EDINETOOOO
OO000DO000DO00DO000O0OnoOoO(EL2444)
Ooooooooooooooooooad

2019 9 25

03-6453-3610

10

1/88



10

3.24

10 3.3

®

1D

3.0

2/88

EDINETOOOO
OO000DO000DO00DO000O0OnoOoO(EL2444)
Ooooooooooooooooooad



EDINETOOOO
OO000DO000DO00DO000O0OnoOoO(EL2444)
Ooooooooooooooooooad

2019 9 26 2020 3 24

http://www._smtam. jp/
0120-668001
9 5

®

1D

an

3/88



17

4/88

EDINETOOOO
OO000DO000DO00DO000O0OnoOoO(EL2444)
Ooooooooooooooooooad



EDINETOOOO
OO000DO000DO00DO000O0OnoOoO(EL2444)
Ooooooooooooooooooad

TOPIX

5,000

5/88



EDINETOOOO

OO000DO000DO00DO000O0OnoOoO(EL2444)

ooooodoooddoodonoodd

12

225

http://www.toushin.or.jp/

6/88



@

&)

@

&)

®

€y

¢)

®

4

®)

(LMMF(
(2MRF(
(3)ETF...

€y

¢)

€y

EDINETOOOO
OO000DO000DO00DO000O0OnoOoO(EL2444)
Ooooooooooooooooooad

@ @
)... MMF MMF
MMF MRF
12 480 12 1 2
32 26 9 4 2

7/88



EDINETOOOO
OO000DO000DO00DO000O0OnoOoO(EL2444)
Ooooooooooooooooooad

&)

®
4
®)

€Y
@
®
*
G 12 (). 12 ()

o AN -

(©)
)

@

¢)

®

4

8/88



EDINETOOOO
OO000DO000DO00DO000O0OnoOoO(EL2444)
Ooooooooooooooooooad

®)

(©)

)

®

(©)) ( )...

(10)

) . (

) 2

@

&)

1 225
(2)TOPIX
€))

€y

&)

®

4 - (€D) )

9/88



EDINETOOOO
O00000000000000000000000O(E12444)
Oooooooooooobooooonoad

CSR(ES DS H=IE) 2 ICR I EFICIRE L FT

EEOHSNME(CSR) EERL -REF F&mﬂﬁtﬁxm{ﬂ:ﬁﬁ!ﬁﬂﬁvwm
CSRICIAENICHME AT ARRICHET 3o TINEOBBEEELET

OB O RO BV LEESR 0B aR B EY S = Ffa i o8 Ez T,
[ OHSMRE] D& 7T . Corporate (ER0) Social (584} Responsibility (ME OMETT .

CEFEERYE<RIEOEL
LU SIS OB NS AR S BER SN TL L B IS RIS (0 Tid <A
SN T IRESROSNIHRAICEUELE TUTE RS <MS SN (35— AT —) (AL

THI —REERCLTUOCS A RBENZ —t_.J' T ELIC.
SCSR EAT—THRINT—D1A—HE
ERTHLE<E ST A CHEMCRERN CHELTV< R

HEHE5ESHShA3Z —ZA0HFMNE G

5 « SREAEE

i e 3 T TR B e 2 d EEATRESHTNET -3 Sl THENTEE
ZICSR MEFmmms
EHROHENEE R (EHENET [HENEE | ENEE | ESGE) ., SLTIRENEE | D4 DDk .
HE CFMlL =T .
#ESGIEnwiranment (EE) | [Sodal (#H2=) [ Govermnance (B2 GV ET oisal).

ERFRLETHEARIE

420 EFi%H TCSRAGEL I HE & E ¥

10/88



EDINETOOOO
OO000DO000DO00DO000O0OnoOoO(EL2444)
Ooooooooooooooooooad

RERIREIRR) LT Socilly (LRI Responsibie (R(E) Investment (230 ORETT.

mIEROHRBENE (BICBA B iz D88 thad. PEOHSNFET (BICE A 40 i@ (oS
FHfiE A TREEITOREFETY .

B [EEN T RNREERCT OO RO SR SR (BRI FiE FF SRCEVTEREER TR
SHATENER->TVWAHCE) EE80 . BEMECE LICEET 3. | EOBRICHETEERAETTVET,

OERORPNOBROBL

ERODMBOOBRIFLTVEH. =

AW IETAR[CaC LT LET

SRINEZSEROREHOESR

DIBZRARSMEI TiEa{[BICRR U IE] A =0 HRIC

=[P =F &Y |
(HERE)

lﬁﬁfﬁifﬁbt‘-ﬁﬁ’& RREOk—YEYTs ER T RTL.
MRELTLSEH AT L (MERNMAE) & ERCEOIETEREL

Bl TuhdmH EWEGEH

fﬁ oy

g "‘! ki
Sea| =
< ﬂtz‘?—‘
-:mm"-__'_" s ,’ L]
)| -1
\ mMJQﬁJ \ J

11/88



EDINETOOOO
O00000000000000000000000O(E12444)
Ooooooooooooboooononoad

® N FT—2@FTOPIX (WEF#EHEE) T 7.

Trokn| DR EOHN T ERREMNRE L. I 7 I —T 7 FALTERZITLET.
e 2

Fr U RDLL |
{(ME=T72K) (FH=T72E)
- a2
SR+
ol z A= SRI ’
S ﬂtﬁgwgi TH=T7R(S) EA#LS

97EU—TP L RBRE

EEEOEE N SEREMLEEETEEOTAE— T Bl FOEEFE T — T RIS T FOE
EraERr T -7 RO T T

(YT —T72ROEE)

| SRR S i WEOBES A
COEEEE. Y EOH R T EEESSL. REENC
SRl TH=T724K(5) Ht E OB AT THESTOPK EREIHTEH) % O = 45EmE

ELET.

# [TOPIX (FRELE S | . S S R RAE S (B LU FIEREE ] . SR T S ie T RS s FTHEE— S el T
HMEESHs TS RAT NS LRSI BN OGIHERTT. BEN . BECHNMETE ) SO M. EHE0REE. §E
HCEENCET S 2 TOENE. EIE AL T ET L Al . Wit P - FOREN AR CEE T A0 ahSiES o LT . WiEE
BHLELA,

12/88



EDINETOOOO
O00000000000000000000000O(E12444)
Oooooooooooobooooooad

R - AT LY. R E L ET,
163

o _HREEORHS, [BUEH=7y Rl T — S il Sl ET.
o HiFloH BFRESH AR RIRN N [ SRR ES) [EREG) OAE- SHrEiTVET.

13 - = Bl A §
HAFEOEHFREIFHIc LB T2HN (LRFERREED)
CSRF@O-HOME- -1
“RRNAE EHERRE ©RImE (EEnmE BEESMRM
B STRR A CSRIMETORM

[E:BURMMIE | [SH S M ®E] (G
B I E | O A b D RBEE SR T

- 2 i
A SRMIAE [SRIL=/—2) DRE e e

CSREMENICREL. BENEREHISENSEEE A RS - IR T OH L TD
BREF-TH5T, 7Y —FroFRY
- - AR
EFhE=F72V2DER BHEEL,
HAR S (Bl LR AU TESEE) . CSRFMICE T4
EFNE—= T ) OIERS

F=bT2')F DR

EFNFR—=bFFUFICEIEREETL.
F—=bT7A) A EHE

#ERTOTRR. SBREE- LRSS FEET.

| Sert |

@FAELT SF12R248 (R0 DIESIEEER) CHERTL. IRSOOEEITOET,
OO ENSE L. BEEREEOEESTEn NSNS U TSSO EALET,

OHEEHCOVTIR. ERSH ERMERAE. TRSEFEMBEL TRELE T 2EL. S i S8R 28
ORGICROREThEVWIEHFBUET,

HEROHEEDIHLVRIFOSBEICOLTHITILDTRHUEE A

FETEIETINR

OHINORBREINSITIIFIRERHTEE A
O EEEEACIEITLER A

BB, MiRBO. SHEMEOREBESCES>TE. FECOERS TELVLESHHIFET .

2003 12 26

13/88



EDINETOOOO
OO000DO000DO00DO000O0OnoOoO(EL2444)
Ooooooooooooooooooad

2012 4 1 SRI SRI
SR1
SR )
[ s g S s S
[ 577 F
ittt / L R
SHEERNSI? b i3 SRR D EHEEFEFKETHASH
TRy bvry AL bRAEH f <HISGLEESL BRI AT 1
(T v FOEHOREREETT 5 H) v R EFEETHASL >
(F7 FOMEDRERY
ERETIE
n /

I BE - BRFIIAYT 2820

BRSE =L \

(ZifE OBE R, —EIREDET D
sAROFERMS, NEnids - HEERU—F0
BRI, skl 0B EE.
RSSO COEEEMHEL L

TOESF) .

I

{ HEE (FnE) J

2019 7 31
20

1986
1987

11 1
2 20
1987 9 9

1990 10 1
1999 2 15
1999 3 25
2007 9 30

2012 4 1

2018 10 1

14/88

347




EDINETOOOO
OO000DO000DO00DO000O0OnoOoO(EL2444)
Ooooooooooooooooooad

4 1 3,000 100%

SRI )

TOPIX

50

15/88



a ~ W N -

10.
11.

12.

13.

14.

15.
16.

17.
18.

19.

20.
21.

22.

EDINETOOOO
OO000DO000DO00DO000O0OnoOoO(EL2444)
Ooooooooooooooooooad

2 20
26
SRI (S)
2 2
2 1 4
2 1 6
2 1 7
2 1 8
11
2 1 10
2 1 1
2 1 18
2 1 19
2 1 20
2 1 14
2 1 16
2 1 14

21

16/88



13

N

o O B~ W

SRI

14

®

12

17

17/88

14

EDINETOOOO
OO000DO000DO00DO000O0OnoOoO(EL2444)
Ooooooooooooooooooad

1
12 17
14

TOPIX



10

10

20

10

EDINETOOOO
OO000DO000DO00DO000O0OnoOoO(EL2444)
Ooooooooooooooooooad

5
10
236 1 3
341 3 1 7 8

20

18/88



EDINETOOOO
OO000DO000DO00DO000O0OnoOoO(EL2444)
Ooooooooooooooooooad

PLAN - CHECK
ERA-YAOERS 3% FA o 4
WA SRR DRE WA+ —TAORIE SiF
' 8
efimiites EA-YALERSE
Q77 AFETHRy—) -mﬂ'"ﬂ“”‘.ﬁ‘f}i :.':’!.. | Iﬁﬂ?#—-?':.ﬁ 40
Ao -ErsaHEtERHBLLTEE
® (B &) ERAHEDRE '
i axan
a0 QEM/ =T AR N, RARFE=SITRRREU
EMZSDE=S) AR OEE
PERERYR- BB FI3/SDATHREDE=SY
HiAn HKROME
®(IriETRSy— AR E G EROWF. O | SEASAT - EIRBTEERONS
LEOE M RN
O EE P TR y—DERRRER RO
g
e AM-IRIBAE
F—F1 8 o ERNE- RN FI/S0ATHRREOHE
BREMWGFSHEREL-RRETONG SRENFHEnHE
SERAHDERE
8
AFRENMI0SHEE
SEEERAR- ERY T FSLROATHRROE= ST
SRR RIMNFRRODE=S )Y

12 24

19/88



10

10

20/88

EDINETOOOO
OO000DO000DO00DO000O0OnoOoO(EL2444)
Ooooooooooooooooooad

10

28 8 3
28
28



EDINETOOOO
OO000DO000DO00DO000O0OnoOoO(EL2444)
Ooooooooooooooooooad

10

10 20

100 50

@

21/88



EDINETOOOO
OO000DO000DO00DO000O0OnoOoO(EL2444)
Ooooooooooooooooooad

37 6

)

22/88



EDINETOOOO
O00000000000000000000000O(E12444)
Oooooooooooobooooooad

(BEEH)

77 R0 EERERRUSEEBE AL RGN RS

i %)
30,000 150

B o7 PO MR (S E
== I 0 N O (2 S

48 2015/8 6B 2NTE 20188

YT EDENMESE L. BSOS TESEL
TEOEAELTEHRL-EMMNEEERChTOE
TOT.EROBEEME BT TERL - SEMNE
BEFRGCTBENEIET,

#0877 DA AT B EEEEL . RS AN S icE
EREEL S OSAGELTHRL - B EE S ioES
NTWETOT. EREOESEE - 1B 2@ S50

-100

HI7/REMDRENETRET FRALORBEOLR
%)

150

I
L J o0 ]
« SEHN
100
5“' a
u.
50
-100

57 e RADE FREE SO TADN FRER

2201 AEBH~ 20N 9EE7HNSEROERZRICETLE
FIEMOREROTS-BA-BVE BT FRT
f e RE TS AL DV TETRL. 870 EE
AN ERESS AEERNCHERTaS LIS
ERL&D T AN BASREISASTHY
rROigEbn s S dRRER A

#2477 A FOERIE R RS FOOERT Rl

3 I

BREISAOERICDOLT

EENEAELTHRLCSMNERERTnTVLE
TOT.EROBEER BV THEL-FHRE
FLZRISWEETHEIET,

ELSE
TP R =S

TOPDG(LE BB =3, WS ] WS | (LT Tl ) o S e T el i (S-S
LOL B EA L iR L PRI R S Eere T e ) A A . S L TR HL e
AR PO WG (D MCIRCI T B O M e, [ e T T DM L, W LT
BV 20 ME R Dy AGEERLRRCEET LR LR LTS RESALEY A,

S
MSCL T - 27 d
(ESia. FHr—X)

MECI A L Fod Ak VNGO I MBLEEEsR<EROERRORI NSO LN TRENTT. HNEs
BEA-ZIMEINET. R RS B, SR L TR O EERTT T, BRI MY R o
R E R O M EEMAC ] InCiC L T2 MSC) I GRERDTHEE R TSN R L EE WL TE
WS RLTVET,

WREA
NEQL 7= p=trak:
et A T e B ]

MECITF — 2 e —r Wb e P 20 [ MSC) Inc STRIELE =R O TSN T SO | B e ERe T, RS
SR - 2T HENE T L TS AN, FE s Rl L TR RSN O7. BRI WL WS 050
gLl 1. ] HLEFF‘G‘}"EG'}— PO NS Inc CMELET. ER.MECH Inc SRR ER BT IS Rrr e w7
SN ERLTLET.

o
HOAMLEA-BPITE

NOMUIRA-BPEMLE L B T £ P R T s LT W TR 0 M IS T R
T, — TN UL T O R D e L 0 T A R ST PR AT
WS WL T, ob Wil R o mEmoles. Ren meE. e RET 0TIl H
IR FL T NS S DEEER- Y AL TR ER A

AN
FTSEH RN =7 74
M<EE FHT—-2)

FTSEIT M R -7 7ALL, FTSE Fad Income LLOC £ B SN TGS 27 > 7207, FTSE Fined Income LLE
&, 7 P ERAR Y - TeC 7t s, RS L S ER T T A T o F ey FEDT=FiE. M
BEtnAt B TRs ). FT5E Fised Income LLCE, SR —-FHENNNL RIS R .y OED. =
R REEC R MEEA LS A SO Py 2 AT SR W D AE N 82 o — oM RIEFTSE Faed
Inciomee LLCICSMLET.

PV B EAEN A F273-13-7

A= e Fart=4 T

FfERtiL. (e AR A TN T TL T, LR Margania ® O Ep el T s e e
A BT S T TR L TL A T, P, IR S S PRl R N S T e Ea i
ENTLE A Copyrght 2014, AP, Morgan Chase & Co. Al rights resereed.

EIgANERL Rl PR LSRR EREL T. A 2 e AL T B e T.

10

3.24 3.0 1

3.3

23/88



EDINETOOOO
OO000DO000DO00DO000O0OnoOoO(EL2444)
Ooooooooooooooooooad

2
2
2
http://www._smtam. jp/
0120-668001
9 5
0.3
1.728 1.6 X
0.81 0.75
0.81 0.75
0.108 0.1
10 1.76
0.825 0.75

0.825 0.75

24/88



EDINETOOOO
OO000DO000DO00DO000O0OnoOoO(EL2444)
ooooodoooddoooooodd

0.11

0.1

2037 12 31

20.315

15.315 5

2038 1 1

20

15 5

2037 12 31

25/88



EDINETOOOO
OO000DO000DO00DO000O0OnoOoO(EL2444)
Ooooooooooooooooooad

NISA
NISA
NISA NISA

2037 12 31 15.315
2038 1 1 15
2037 12 31

2020 1 1

2019 7 31

26/88



EDINETOOOO
00000000000 DO00D000000O00O(E12444)
Ooooooooooooooooooad

2019 7 31

7,051,069,107 99.95
( ) — 3,195,006 0.05)
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6 (2009 12 24 )| 22,043,336,664 22,311,123,765 5,762 5,832
7 (2010 12 24 )| 17,036,805,026] 17,036,805,026 5,515 5,515
8 (2011 12 26 )| 10,721,092,709 10,721,092,709 4,358 4,358
9 (2012 12 25 )| 10,126,285,797| 10,126,285,797 5,153 5,153
10 (2013 12 24 )| 16,395,168,110, 16,395,168,110 8,089 8,089
11 (2014 12 24 )| 14,474,904,251 14,474,904,251 9,274 9,274
12 (2015 12 24 )| 12,068,052,388 12,068,052,388 9,673 9,673
13 (2016 12 26 )| 10,479,245,450 10,479,245,450 9,557 9,557
14 (2017 12 25 )|  9,726,553,158 10,141,520,609 11,720 12,220
15 (2018 12 25 )|  6,418,258,490  6,418,258,490 8,694 8,694
2018 7 8,670,585,474) — 11,250 —

8 8,524,207,999 — 11,168 —

9 8,928,373,441 — 11,865 —

10 7,614,332,835 — 10,264 —

11 7,652,929,811 — 10,333 —

12 6,735,025,077 — 9,209 —

2019 1 6,864,446,312 — 9,390 —

2 7,068,153,873 — 9,715 —

3 7,166,154,775 — 9,891 —

4 7,279,668,901 — 10,128 —

5 6,727,450,247 — 9,403 —

6 6,866,972,950 — 9,651 —

7 7,054,264,113 — 9,944 —

6 2008 12 25 2009 12 24 70

7 2009 12 25 2010 12 24 0

8 2010 12 25 2011 12 26 0

9 2011 12 27 2012 12 25 0

10 2012 12 26 2013 12 24 0

11 2013 12 25 2014 12 24 0

12 2014 12 25 2015 12 24 0

13 2015 12 25 2016 12 26 0

14 2016 12 27 2017 12 25 500
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15 2017 12 26 2018 12 25 0]

6 2008 12 25 2009 12 24 16.7

7 2009 12 25 2010 12 24 4.3

8 2010 12 25 2011 12 26 21.0

9 2011 12 27 2012 12 25 18.2

10 2012 12 26 2013 12 24 57.0

11 2013 12 25 2014 12 24 14.6

12 2014 12 25 2015 12 24 4.3

13 2015 12 25 2016 12 26 1.2

14 2016 12 27 2017 12 25 27.9

15 2017 12 26 2018 12 25 25.8

16 2018 12 26 2019 6 25 10.7

D ( ) ( )
100

2

6 2008 12 25 2009 12 24 1,986,971,233 5,485,534,324 38,255,300,170]

7 2009 12 25 2010 12 24 754,914,258  8,118,761,245 30,891,453,183

8 2010 12 25 2011 12 26 874,087,2200 7,166,251,400 24,599,289,003

9 2011 12 27 2012 12 25 460,475,942  5,406,772,316) 19,652,992,629

10 2012 12 26 2013 12 24 8,582,111,7100 7,967,514,474 20,267,589, 865

11 2013 12 25 2014 12 24 8,653,048,427] 13,311,945,536 15,608,692, 756

12 2014 12 25 2015 12 24 1,812,334,765 4,945,206,326] 12,475,821,195

13 2015 12 25 2016 12 26 295,057,053  1,806,365,441 10,964,512,807

14 2016 12 27 2017 12 25 251,762,375  2,916,926,155 8,299,349,027

15 2017 12 26 2018 12 25 292,788,328  1,209,911,928 7,382,225,427

16 2018 12 26 2019 6 25 27,736,615 279,192,963 7,130,769,079
)
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19,958,326,090 98.07,

( ) - 392,686,491 1.93

( ) 20,351,012,581 100.00]
(QID)
2

297,540,000 1.46
(G
Q)

) () () )

()

55,900 11,800. 00 659,620,000 14,715.00] 822,568,500( 4.04]

274,800 2,599.00] 714,205,200] 2,752.00] 756,249,600 3.72

170,200 2,668.77| 454,224,654 4,270.00] 726,754,000] 3.57|

50,200 11,224.03] 563,446 ,306] 14,440.00] 724,888,000] 3.56|

344,700 1,757.00] 605,637,900 2,082.00) 717,665,400 3.53]

74,300 7,302.00) 542,538,600 8,938.00) 664,093,400( 3.26]

99,000 3,286.00] 325,314,000] 6,647.00] 658,053,000 3.23]

92,700 6,425.00) 595,597,500 7,024.00) 651,124,800 3.20|

104,600 5,030.00] 526,138,000] 5,797.00] 606,366,200 2.98]

76,800 6,077.36| 466,741,248 7,720.00) 592,896,000 2.91]

8,500 59,381.73 504,744,705 65,550.00] 557,175,000 2.74]

98,600 4,677.27 461,178,822 5,628.00] 554,920,800 2.73]

105,100 4,408.65) 463,349,115 5,181.00) 544,523,100 2.68|

119,900 4,170.02 499,985,580 4,480.00 537,152,000] 2.64]

957,800 520.10 498,151, 780] 524.20 502,078,760 2.47]

102,700 4,798.74 492,830,598 4,640.00] 476,528,000( 2.34]
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157,500 2,840.48 447,375,600 2,936.50 462,498,750 2.27|

20,400f 22,174.92 452,368,368 21,920.00] 447,168,000( 2.20]

108,100 3,697.54 399,704,074 3,807.00 411,536,700 2.02

82,800f 4,138. 86| 342,697,608 4,930.00f 408,204,000( 2.01]

66,500] 4,740.00f 315,210,000 6,010.00 399,665,000( 1.96]

93,800 2,380.00 223,244,000f 4,235.00] 397,243,000 1.95

191, 200f 2,238.41 427,983,992 2,022.00 386,606,400 1.90]

133,700 2,272.01 303,767,737 2,811.00 375,830,700 1.85

95,500f 4,131.38] 394,546, 790) 3,635.00 347,142,500 1.71]

17,000} 17,555.69 298,446,730 20,230.00 343,910,000[ 1.69

95,900 3,326.65) 319,026,191 3,115.00 298,728,500] 1.47|

285,600] 935.00f 267,036,000 1,036.00] 295,881,600 1.45

294,400] 938.20f 276,206,080 961.30) 283,006,720 1.39

117,600 2,193.36 257,939, 136] 2,085.00 245,196,000( 1.20]

D
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