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@
(2019 6 28 )
45,204,455 99.35
— 293,788 0.65
45,498,243 100.00
(2019 6 28 )
2,872,788 99.59
— 11,940 0.41
2,884,728 100.00
(2019 6 28 )
10,217,267 99.73
— 28,024 0.27
10,245,291 100.00
@

< )>
(2019 6 28 )
) ) ) ) 1)
12,356.0442( 3,659.36|45,215,296 3,658|45,198,409|99.34
0.3708]16,307.98 6,047|16,305.28 6,046) 0.01

< >
(2019 6 28 )
99.35
99.35

< )>
(2019 6 28 )
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) ) ) C) )

415.7712| 6,854.45|2,849,883 6,895|2,866,742]99.38

0.370816,307.98 6,047]|16,305.28 6,046] 0.21

(2019 6 28 )
99.59
99.59
(2019 6 28 )

) ) ) ) 1)

6,466.8917| 1,502.01|9,713,400 1,579|10,211,221]99.67

0.370816,307.98|  6,047(16,305.28 6,046 0.06
(2019 6 28 )

99.73

99.73
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(€))
1

1 (2015 5 25 ) 3 3 1.0063 1.0063
2 (2015 11 24 ) 22 22 0.9971 0.9971
3 (2016 5 24 ) 22 22 1.0152 1.0152
4 (2016 11 24 ) 22 22 1.0518 1.0518
5 (2017 5 24 ) 27 27 1.1134 1.1134
6 (2017 11 24 ) 56 56 1.1408 1.1408
7 (2018 5 24 ) 63 63 1.1256 1.1256
8 (2018 11 26 ) 48 48 1.0929 1.0929
9 (2019 5 24 ) 44 44 1.1303 1.1303
2018 6 62 — 1.1122 —

7 63 — 1.1256 —

8 63 — 1.1291 —

9 63 — 1.1287 —

10 53 — 1.1129 —

11 47 — 1.0871 —

12 47 — 1.0757 —

2019 1 43 — 1.0953 —

2 44 — 1.1124 —

3 44 — 1.1221 —

4 45 — 1.1421 —

5 44 — 1.1270 —

6 45 — 1.1442 —

1

1 (015 5 25 ) 1 1 1.0178 1.0178
2 (2015 11 24 ) 0 0 0.9481 0.9481
3 (2016 5 24 ) 0 0 0.8710 0.8710
4 (2016 11 24 ) 0 0 0.9566 0.9566
5 (2017 5 24 ) 2 2 1.0304 1.0304
6 (2017 11 24 ) 18 18 1.0868 1.0868
7 (2018 5 24 ) 17 17 1.0601 1.0601
8 (2018 11 26 ) 2 2 1.0303 1.0303
9 (2019 5 24 ) 2 2 0.9969 0.9969
2018 6 17 — 1.0236 —

7 7 — 1.0574 —

8 7 — 1.0486 —

9 3 — 1.0615 —

10 2 — 1.0289 —

11 2 — 1.0422 —
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12 2 — 0.9708 —
2019 1 2 — 1.0010 —

2 2 — 1.0224 —

3 2 — 1.0235 —

4 2 — 1.0415 —

5 2 — 0.9961 —

6 2 — 1.0106 —

1

1 (015 5 25 ) 49 49 0.9917 0.9917
2 (2015 11 24 ) 86 86 0.8652 0.8652
3 (016 5 24 ) 60 60 0.8593 0.8593
4 (2016 11 24 ) 59 59 1.0087 1.0087
5 (017 5 24 ) 52 52 1.1630 1.1630
6 (2017 11 24 ) 31 31 1.2550 1.2550
7 (2018 5 24 ) 10 10 1.1216 1.1216
8 (018 11 26 ) 9 9 1.1003 1.1003
9 (019 5 24 ) 9 9 1.0645 1.0645
2018 6 9 — 1.0590 —

7 10 — 1.1235 —

8 9 — 1.0123 —

9 9 — 1.0741 —

10 10 — 1.1471 —

11 9 — 1.0888 —

12 9 — 1.0379 —

2019 1 10 — 1.1068 —

2 10 — 1.1336 —

3 9 — 1.0814 —

4 10 — 1.1118 —

5 9 — 1.0742 —

6 10 — 1.1180 —

1 2015 2 26 2015 5 25 0.0000
2 2015 5 26 2015 11 24 0.0000
3 2015 11 25 2016 5 24 0.0000
4 2016 5 25 2016 11 24 0.0000
5 2016 11 25 2017 5 24 0.0000
6 2017 5 25 2017 11 24 0.0000
7 2017 11 25 2018 5 24 0.0000
8 2018 5 25 2018 11 26 0.0000
9 2018 11 27 2019 5 24 0.0000
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1 2015 2 26 2015 5 25 0.0000
2 2015 5 26 2015 11 24 0.0000
3 2015 11 25 2016 5 24 0.0000
4 2016 5 25 2016 11 24 0.0000
5 2016 11 25 2017 5 24 0.0000
6 2017 5 25 2017 11 24 0.0000
7 2017 11 25 2018 5 24 0.0000
8 2018 5 25 2018 11 26 0.0000
9 2018 11 27 2019 5 24 0.0000
1 2015 2 26 2015 5 25 0.0000
2 2015 5 26 2015 11 24 0.0000
3 2015 11 25 2016 5 24 0.0000
4 2016 5 25 2016 11 24 0.0000
5 2016 11 25 2017 5 24 0.0000
6 2017 5 25 2017 11 24 0.0000
7 2017 11 25 2018 S5 24 0.0000
8 2018 5 25 2018 11 26 0.0000
9 2018 11 27 2019 5 24 0.0000
1 2015 2 26 2015 5 25 0.6
2 2015 5 26 2015 11 24 0.9
3 2015 11 25 2016 5 24 1.8
4 2016 5 25 2016 11 24 3.6
5 2016 11 25 2017 5 24 5.9
6 2017 5 25 2017 11 24 2.5
7 2017 11 25 2018 5 24 1.3
8 2018 5 25 2018 11 26 2.9
9 2018 11 27 2019 5 24 3.4
1 2015 2 26 2015 5 25 1.8
2 2015 5 26 2015 11 24 6.8
3 2015 11 25 2016 5 24 8.1
4 2016 5 25 2016 11 24 9.8
5 2016 11 25 2017 5 24 7.7
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6 2017 5 25 2017 11 24 5.5

7 2017 11 25 2018 5 24 2.5

8 2018 5 25 2018 11 26 2.8

9 2018 11 27 2019 5 24 3.2

1 2015 2 26 2015 5 25 0.8

2 2015 5 26 2015 11 24 12.8

3 2015 11 25 2016 5 24 0.7

4 2016 5 25 2016 11 24 17.4

5 2016 11 25 2017 5 24 15.3

6 2017 5 25 2017 11 24 7.9

2017 11 25 2018 5 24 10.6

8 2018 5 25 2018 11 26 1.9

9 2018 11 27 2019 5 24 3.3

Q)

1 2015 2 26 2015 5 25 3,227,986 0

2 2015 5 26 2015 11 24 19,358,786 0

3 2015 11 25 2016 5 24 1,014,508 992,359

4 2016 5 25 2016 11 24 0 995,322

5 2016 11 25 2017 5 24 3,668,379 1,014,508

6 2017 5 25 2017 11 24 25,147,544 0

7 2017 11 25 2018 5 24 6,680,123 0

8 2018 5 25 2018 11 26 8,585 12,050,224

9 2018 11 27 2019 5 24 1,333,992 5,624,063

1 2015 2 26 2015 5 25 1,000,000 0

2 2015 5 26 2015 11 24 0 0

3 2015 11 25 2016 5 24 21,606 0
4 2016 5 25 2016 11 24 10,992

5 2016 11 25 2017 5 24 1,854,374 32,598

6 2017 5 25 2017 11 24 13,919,569 0

7 2017 11 25 2018 5 24 0 0

8 2018 5 25 2018 11 26 0 13,919,569

9 2018 11 27 2019 5 24 0 0
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1 2015 2 26 2005 5 25 50,007,561 0
2 2015 5 26 2015 11 24 53,226,505 3,328,872
3 2015 11 25 2016 5 24 9,193,795 38,758,868
4 2016 5 25 2016 11 24 30,046,816 41,504,392
5 2016 11 25 2017 5 24 14,045,956 28,009,931

2017 5 25 2017 11 24 7,334,376 27,334,453
7 2017 11 25 2018 5 24 0 15,847,411
8 2018 5 25 2018 11 26 171,606 171,606
9 2018 11 27 2019 5 24 93,258 0
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)
@
8 9
(2018 11 26 ) (2019 5 24 )

470,589 613,869
52,780,474 44,594,924
17,107 15,453
53,268,170 45,224,246
53,268,170 45,224,246

4,730,505
8,368 6,023
350,874 252,977
1 1
30,886 22,257
5,120,634 281,258
5,120,634 281,258
44,053,498 39,763,427
4,094,038 5,179,561
20,376,155 21,108,013
48,147,536 44,942,988
48,147,536 44,942,988
53,268,170 45,224,246
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O
8 9
( 2018 5 25 ( 2018 11 27
2018 11 26 ) 2019 5 24 )
4,370,748 3,607,762
5,712,849 1,966,229
12 270
135,293 101,189
1,206,820 1,742,452
290 255
8,368 6,023
350,874 252,977
30,886 22,257
390,418 281,512
1,597,238 1,460,940
1,597,238 1,460,940
1,597,238 1,460,940
125,575 10,373
7,046,941 4,094,038
1,102 118,938
1,102 118,938
1,482,342 504,728
1,482,342 504,728
4,094,038 5,179,561
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€))
( )
1.
2.
60 61
(
8 9
(2018 11 26 ) (2019 5 24 )
1. 44,053,498 39,763,427
2.1 1.0929 1.1303
Q@ (10,929 ) (11,303 )
( )
8 9
( 2018 5 25 ( 2018 11 27
2018 11 26 ) 2019 5 24 )
(3,397,920 ) (3,277,191 )
(16,199,064 ) (15,234,367 )
(16,978,235 ) (17,830,822 )
36,575,219 (1 8,302 36,342,380 (1 9,139
) )
(
8 9
( 2018 5 25 ( 2018 11 27
2018 11 26 ) 2019 5 24 )
1.
2.
(
)
3.
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8 9
(2018 11 26 ) (2019 5 24 )
1.
2. @ @
[©)) @
(
)
3.
( )
)
8 9
(2018 11 26 ) (2019 5 24 )
5,362,091 1,800,842
5,362,091 1,800,842
( )
( )
( )
8 9
(2018 11 26 ) (2019 5 24 )
(@) (@)
56,095,137 44,053,498
8,585 1,333,992
12,050,224 5,624,063
)
)
)
12,182.7511 44,588,869
44,588,869
0.3708 49.37
49.37
(6,055)
44,594,924
(6,055)
(¢ )1 0]
2. 0
3.
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)
@
8 9
(2018 11 26 ) (2019 5 24 )
57,630 32,168
2,937,622 2,830,116
943 991
2,996,195 2,863,275
2,996,195 2,863,275
1,194 365
49,676 16,070
4,338 1,358
55,208 17,793
55,208 17,793
2,854,374 2,854,374
86,613 8,892
775,352 908,363
2,940,987 2,845,482
2,940,987 2,845,482
2,996,195 2,863,275
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O

8
2018 5 25
2018 11 26 )

9
2018 11 27
2019 5 24 )

628,929 144,316
884,485 228,246
12 270
17,953 6,488
237,615 77,712
184
1,194 365
49,676 16,070
4,338 1,358
55,392 17,793
293,007 95,505
293,007 95,505
293,007 95,505
187,686
1,008,463 86,613
816,529
816,529
86,613 8,892
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©))
( )
1.
2.
60 61
(
8 9
(2018 11 26 ) (2019 5 24 )
1. 2,854,374 2,854,374
2.
8,892
3.1 1.0303 0.9969
¢ (10,303 ) (9,969 )
( )
8 9
( 2018 5 25 ( 2018 11 27
2018 11 26 ) 2019 5 24 )
(203,718 ) (133,011 )
(769,456 ) (769,456 )
(571,634 ) (775,352 )
1,544,808 (1 5,412 ) | 1,677,819 (1 5,878 )
(
8 9
( 2018 5 25 ( 2018 11 27
2018 11 26 ) 2019 5 24 )
1.
2.
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8 9
(2018 11 26 ) (2019 5 24 )
@ )
) @
(
)
(@)
8 9
(2018 11 26 ) (2019 5 24 )
308,980 227,679
308,980 227,679
)
8 9
(2018 11 26 ) (2019 5 24 )
) )
16,773,943 2,854,374
0 0
13,919,569 0
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®
)
)
411.9710 2,824,061
2,824,061
0.3708 49.37
49.37
(6,055)
2,830,116
(6,055)
()1 0]
2. (0]
3.
1 0.0% 100. 0%
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o

8 9
(2018 11 26 ) (2019 5 24 )

73,535 98,787
9,967,594 9,715,675
3,284 3,439
10,044,413 9,817,901
10,044,413 9,817,901
1,362 1,333
57,174 55,915
4,982 4,883
63,518 62,131
63,518 62,131
9,071,082 9,164,340
909,813 591,430
5,859,166 5,859,166
9,980,895 9,755,770
9,980,895 9,755,770
10,044,413 9,817,901
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O

8
2018 5 25
2018 11 26 )

9
2018 11 27
2019 5 24 )

165,740 285,302
12 270
22,195 22,581
143,557 262,991
1 3
1,362 1,333
57,174 55,915
4,982 4,883
63,519 62,134
207,076 325,125
207,076 325,125
207,076 325,125
12,374
1,102,748 909,813
22,120 6,742
22,120 6,742
20,353
20,353
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3AB Optique Developpement SAS -Reg- (MTN) 2017/2023 1,000,000 938,210.00

50/84



EDINETOOOO
o o o {0727
Ooooooooooooooooooad

3AB Optique Developpement SAS -Reg- (MTN) 2017/2023 1,390,000 1,307,447.90
Aareal Bank AG 2014/perpetual 1,600,000 1,620,448.00
Adient Global Holdings Ltd -Reg- (MTN) 2016/2024 7,030,000 5,684,387.70
Adler Pelzer Holding GmbH -Reg- (MTN) 2017/2024 1,980,000 1,825,956.00
ADLER Real Estate AG (MTN) 2017/2024 1,910,000 1,780,750.30
ADLER Real Estate AG (MTN) 2018/2026 2,300,000 2,124,050.00
Akelius Residential Property AB 2018/2078 3,930,000 3,821,925.00
Aldesa Financial Services SA -Reg- (MTN) 2014/2021 4,700,000 2,289,934.00
Algeco Scotsman Global Finance PLC -Reg- (MTN) 2018/2023 2,500,000 2,455,675.00
Algeco Scotsman Global Finance PLC -Reg- (MTN) 2018/2023 2,000,000 1,975,240.00
Alliance Data Systems Corp. -Reg- (MTN) 2017/2022 2,460,000 2,452,152.60
Allied Irish Banks PLC (MTN) 2015/2025 2,250,000 2,291,625.00
Almaviva-The Italian Innovation Co. SpA -Reg- (MTN) 2017/2022 3,200,000 2,676,416.00
Altice Financing SA -Reg- (MTN) 2015/2023 2,600,000 2,626,884.00
Altice Finco SA -Reg- (MTN) 2013/2023 2,130,000 2,202,292.20
Altice France SA/France -Reg- (MTN) 2018/2027 2,220,000 2,203,771.80
Altice Luxembourg SA -Reg- (MTN) 2014/2022 8,639,000 8,075,046.08
ArcelorMittal (MTN) 2014/2020 3,000,000 3,107,760.00
Ardagh Packaging Finance PLC Via Ardagh Holdings USA, Inc. -Reg- (MTN)

2016/2023 6,000,000 6,121,440.00
ASR Nederland NV 2017/perpetual 1,660,000 1,469,266.00
Auris Luxembourg Il SA -Reg- (MTN) 2014/2023 1,500,000 1,533,945.00
Avantor, Inc. -Reg- (MTN) 2017/2024 4,110,000 4,152,086.40
Axalta Coating Systems LLC -Reg- (MTN) 2016/2024 3,000,000 2,983,290.00
Banco Bilbao Vizcaya Argentaria SA 2018/ perpetual 3,600,000 3,352,356.00
Banco de Sabadell SA 2017/perpetual 3,000,000 2,785,950.00
Bank of Ireland (MTN) 2014/2024 2,620,000 2,634,514.80
Bankia SA (MTN) 2014/2024 5,600,000 5,611,032.00
Bankia SA 2018/perpetual 800,000 757,072.00
Bankinter SA (MTN) 2017/2027 1,700,000 1,671,865.00
Barclays PLC 2014/perpetual 7,000,000 6,837,180.00
Bausch Health Companies, Inc. -Reg- (MTN) 2015/2023 7,000,000 6,639,080.00
Bayerische Landesbank 2007/2019 3,000,000 3,255,000.00
Belden, Inc. -Reg- (MTN) 2016/2026 1,000,000 982,920.00
Belden, Inc. -Reg- (MTN) 2018/2028 1,670,000 1,533,811.50
Belfius Bank SA/NV 2018/perpetual 1,600,000 1,224,464.00
Blitz F18-674 GmbH -Reg- (MTN) 2018/2026 1,800,000 1,711,404.00
Burger King France SAS -Reg- (MTN) 2017/2024 1,000,000 1,040,930.00
BWAY Holding Co. (MTN) 2018/2024 4,340,000 4,255,239.80
CaixaBank SA (MTN) 2017/2028 4,500,000 4,425,525.00
CaixaBank SA 2017/perpetual 800,000 810,536.00
Carlson Travel, Inc. -Reg- (MTN) 2016/2023 1,070,000 1,064,735.60
Casino Guichard Perrachon SA (MTN) 2011/2021 3,000,000 3,087,540.00
Casino Guichard Perrachon SA (MTN) 2012/2020 700,000 719,159.00
Casino Guichard Perrachon SA (MTN) 2014/2025 3,000,000 2,563,590.00
Casino Guichard Perrachon SA (MTN) 2017/2022 5,300,000 4,701,206.00
Cemex Finance LLC -Reg- (MTN) 2016/2024 4,000,000 4,037,640.00
Ceva Logistics Finance BV -Reg- (MTN) 2018/2025 1,140,000 1,130,150.40
Chemours Co./The (MTN) 2018/2026 6,500,000 6,174,415.00
CMA CGM SA -Reg- (MTN) 2015/2021 5,000,000 4,946,900.00
CMA CGM SA -Reg- (MTN) 2017/2022 2,310,000 2,153,936.40
CMA CGM SA -Reg- (MTN) 2017/2025 5,520,000 4,634,371.20
CMF SpA -Reg- (MTN) 2017/2022 4,000,000 3,147,400.00
Constantin Investissement 3 SASU -Reg- (MTN) 2018/2025 1,210,000 1,128,718.25
Constellium NV -Reg- (MTN) 2014/2021 1,000,000 998,150.00
Constellium NV -Reg- (MTN) 2017/2026 2,000,000 1,811,780.00
ContourGlobal Power Holdings SA -Reg- (MTN) 2018/2023 1,000,000 949,320.00
Corral Petroleum Holdings AB -Reg- (MTN) 2016/2021 7,500,000 7,906,725.00
Cott Corp. -Reg- (MTN) 2016/2024 3,960,000 4,105,173.60
Coty, Inc. -Reg- (MTN) 2018/2023 4,250,000 3,766,052.50
Credit Agricole SA 2014/perpetual 2,000,000 2,042,760.00
Crown European Holdings SA -Reg- (MTN) 2015/2025 3,930,000 3,963,405.00
Crystal Almond S.a.r.l. -Reg- (MTN) 2016/2021 2,790,000 2,956,200.30
Danone SA 2017/perpetual 1,900,000 1,787,026.00
DEA Finance SA -Reg- (MTN) 2016/2022 6,000,000 6,300,960.00
Deutsche Postbank Funding Trust 11 2004/ perpetual 10,000,000 9,493,000.00
Diamond BC BV -Reg- (MTN) 2017/2025 1,200,000 1,027,692.00
Digi Communications NV -Reg- (MTN) 2016/2023 2,930,000 3,054,818.00
DKT Finance ApS (MTN) 2018/2023 3,400,000 3,595,738.00
EC Finance PLC -Reg- (MTN) 2017/2022 2,500,000 2,444,875.00
eDreams ODIGEO SA -Reg- (MTN) 2018/2023 2,810,000 2,641,090.90
Eircom Finance Designated Activity -Reg- (MTN) 2016/2022 4,640,000 4,717,024.00
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El Corte Ingles SA -Reg- (MTN) 2018/2024 2,300,000 2,318,446.00
Electricite de France SA 2014/perpetual 2,500,000 2,440,425.00
Elis SA -Reg- (MTN) 2015/2022 4,290,000 4,334,787.60
Equinix, Inc. (MTN) 2017/2025 4,470,000 4,305,369.90
Equinix, Inc. (MTN) 2018/2024 2,600,000 2,603,874.00
Erste Group Bank AG 2016/perpetual 3,000,000 3,367,650.00
Eurofins Scientific SE 2013/perpetual 4,900,000 5,059,250.00
Europcar Groupe SA -Reg- (MTN) 2017/2024 2,000,000 1,906,800.00
Fiat Chrysler Finance Europe SA (MTN) 2013/2019 3,470,000 3,646,865.90
Galapagos Holding SA -Reg- (MTN) 2014/2022 3,000,000 756,750.00
Galapagos SA/Luxembourg -Reg- (MTN) 2014/2021 2,875,000 2,045,102.50
Garfunkelux Holdco 3 SA -Reg- (MTN) 2015/2022 2,000,000 1,782,660.00
Garrett LX I Sarl / Garrett Borrowing LLC -Reg- (MTN) 2018/2026 3,350,000 2,972,153.50
Gazprom OAO Via Gaz Capital SA (MTN) 2014/2021 3,000,000 3,146,340.00
Gazprom OAO Via Gaz Capital SA -Reg- (MTN) 2016/2023 3,000,000 3,031,740.00
Gestamp Automocion SA -Reg- (MTN) 2018/2026 4,570,000 4,152,484.80
Gestamp Funding Luxembourg SA -Reg- (MTN) 2016/2023 1,000,000 982,740.00
Getlink SE (MTN) 2018/2023 3,210,000 3,146,666.70
Globalworth Real Estate Investments Ltd (MTN) 2018/2025 2,880,000 2,725,891.20
Goodyear Dunlop Tires Europe BV -Reg- (MTN) 2015/2023 3,220,000 3,216,007.20
Greif Nevada Holdings, Inc. SCS -Reg- (MTN) 2011/2021 2,980,000 3,344,334.80
Grifols SA -Reg- (MTN) 2017/2025 2,000,000 1,972,580.00
Guala Closures SpA/ltaly -Reg- (MTN) 2018/2024 840,000 833,019.60
Hanesbrands Finance Luxembourg SCA -Reg- (MTN) 2016/2024 1,000,000 1,011,960.00
Hema Bondco | BV -Reg- (MTN) 2017/2022 1,700,000 1,448,009.00
HSBC Holdings PLC 2014/perpetual 1,000,000 994,830.00
HT1 Funding GmbH 2006/perpetual 14,800,000 12,617,888.00
Huntsman International LLC (MTN) 2014/2021 3,000,000 3,214,380.00
IHO Verwaltungs GmbH -Reg- (MTN) 2016/2021 2,710,000 2,689,702.10
IHO Verwaltungs GmbH -Reg- (MTN) 2016/2023 2,140,000 2,098,098.80
INEOS Finance PLC -Reg- (MTN) 2015/2023 7,000,000 7,031,780.00
INEOS Finance PLC -Reg- (MTN) 2017/2025 3,000,000 2,774,670.00
INEOS Group Holdings SA -Reg- (MTN) 2016/2024 2,000,000 1,963,340.00
Infor US, Inc. (MTN) 2016/2022 1,000,000 1,006,340.00
Inter Media and Communication SpA -Reg- (MTN) 2017/2022 5,030,000 5,046,146.30
International Design Group SPA -Reg- (MTN) 2018/2025 6,350,000 5,790,247.50
International Design Group SPA -Reg- (MTN) 2018/2025 1,740,000 1,643,203.80
Intertrust Group BV -Reg- (MTN) 2018/2025 2,340,000 2,312,107.20
InterXion Holding NV -Reg- (MTN) 2018/2025 7,000,000 7,196,490.00
Intesa Sanpaolo SpA (MTN) 2013/2023 3,700,000 4,212,191.00
Intesa Sanpaolo SpA 2017/perpetual 6,550,000 6,881,233.50
Intralot Capital Luxembourg SA -Reg- (MTN) 2017/2024 1,000,000 643,400.00
Intrum Justitia AB -Reg- (MTN) 2017/2022 4,000,000 3,692,520.00
IQVIA, Inc. -Reg- (MTN) 2016/2024 2,300,000 2,323,000.00
Jaguar Land Rover Automotive PLC -Reg- (MTN) 2018/2026 700,000 590,191.00
JAMES HARDIE INTL FIN (MTN) 2018/2026 1,360,000 1,329,060.00
Kaefer Isoliertechnik GmbH & Co., KG -Reg- (MTN) 2018/2024 4,500,000 4,209,660.00
KBC Groep NV 2014/perpetual 2,270,000 2,268,547.20
KBC Group NV 2018/perpetual 2,600,000 2,217,410.00
KME AG -Reg- (MTN) 2018/2023 8,000,000 6,943,520.00
Kraton Polymers LLC Via Kraton Polymers Capital Corp. -Reg- (MTN) 2018/2026 1,850,000 1,671,160.50
Kronos International, Inc. -Reg- (MTN) 2017/2025 8,210,000 7,401,150.80
La Financiere Atalian SAS -Reg- (MTN) 2017/2024 3,230,000 2,650,053.50
La Financiere Atalian SASU -Reg- (MTN) 2018/2025 1,950,000 1,626,982.50
La Poste SA 2018/perpetual 5,300,000 4,800,369.00
LHC3 PLC -Reg- (MTN) 2017/2024 3,280,000 3,147,028.80
LHMC Finco Sarl (MTN) 2018/2023 2,390,000 2,434,334.50
Lincoln Finance Ltd -Reg- (MTN) 2016/2021 3,800,000 3,894,050.00
LKQ European Holdings BV -Reg- (MTN) 2018/2026 2,350,000 2,281,027.50
LKQ Italia Bondco SpA -Reg- (MTN) 2016/2024 3,000,000 3,074,130.00
Louvre Bidco SAS -Reg- (MTN) 2018/2024 710,000 708,292.45
Loxam SAS -Reg- (MTN) 2017/2024 1,810,000 1,832,806.00
Loxam SAS -Reg- (MTN) 2017/2025 2,660,000 2,686,706.40
LSF10 Wolverine Investments SCA -Reg- (MTN) 2018/2024 1,470,000 1,396,081.05
LSF9 Balta Issuer SARL -Reg- (MTN) 2015/2022 1,328,400 1,242,226.69
Matterhorn Telecom SA -Reg- (MTN) 2015/2022 7,610,000 7,432,458.70
Maxeda Diy Holding BV -Reg- (MTN) 2017/2022 4,480,000 4,126,080.00
Mediobanca Banca di Credito Finanziario SpA (MTN) 2010/2020 3,100,000 3,243,065.00
Merlin Entertainments PLC -Reg- (MTN) 2015/2022 2,000,000 2,032,500.00
Mobilux Finance SAS -Reg- (MTN) 2016/2024 1,830,000 1,636,276.20
Moby SpA -Reg- (MTN) 2016/2023 5,000,000 2,112,850.00
Monitchem HoldCo 2 SA -Reg- (MTN) 2014/2022 3,000,000 2,421,030.00
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Monitchem HoldCo 3 SA -Reg- (MTN) 2014/2021 3,622,000 3,531,594.88
Naviera Armas SA -Reg- (MTN) 2016/2023 5,620,000 5,519,177.20
Netflix, Inc. (MTN) 2017/2027 4,675,000 4,548,681.50
Netflix, Inc. -Reg- 2018/2029 2,000,000 1,967,370.00
Nexans SA (MTN) 2017/2024 2,000,000 1,889,740.00
NH Hotel Group SA -Reg- (MTN) 2016/2023 1,663,532 1,711,990.23
Nidda Healthcare Holding GmbH -Reg- (MTN) 2017/2024 1,000,000 942,800.00
Nitrogenmuvek Vegyipari Zrt -Reg- (MTN) 2018/2025 4,600,000 4,234,070.00
NN Group NV 2014/perpetual 8,610,000 8,670,011.70
Nomad Foods Bondco PLC -Reg- (MTN) 2017/2024 2,360,000 2,332,907.20
Nordex SE -Reg- (MTN) 2018/2023 1,000,000 911,610.00
Norican A/S (MTN) 2017/2023 1,000,000 863,760.00
Novafives SAS -Reg- (MTN) 2018/2025 820,000 663,322.60
Novafives SAS -Reg- (MTN) 2018/2025 1,310,000 1,058,755.10
Novasep Holding SA 2016/2019 4,720,000 4,796,700.00
Nyrstar Netherlands Holdings BV -Reg- (MTN) 2014/2019 5,000,000 2,163,750.00
Nyrstar Netherlands Holdings BV -Reg- (MTN) 2017/2024 5,500,000 2,095,830.00
Obrascon Huarte Lain SA (MTN) 2014/2022 4,505,000 2,482,390.15
0l European Group BV -Reg- (MTN) 2013/2021 2,000,000 2,145,320.00
0l European Group BV -Reg- (MTN) 2016/2024 4,000,000 3,960,120.00
Origin Energy Finance Ltd 2014/2074 8,190,000 8,291,392.20
Outokumpu 0YJ (MTN) 2018/2024 6,055,000 5,831,207.20
Paprec Holding SA -Reg- (MTN) 2018/2025 6,000,000 5,103,180.00
Perstorp Holding AB -Reg- (MTN) 2016/2021 5,600,000 5,804,680.00
Petrobras Global Finance BV 2014/2025 3,950,000 4,123,444 .50
Petrobras International Finance Co. (MTN) 2011/2022 1,000,000 1,102,550.00
Piaggio & C SpA -Reg- (MTN) 2018/2025 1,000,000 994,170.00
Platin 1426 GmbH -Reg- (MTN) 2017/2023 7,770,000 7,164,328.50
Platin 1426 GmbH -Reg- (MTN) 2018/2023 2,700,000 2,611,791.00
Playtech Plc (MTN) 2018/2023 2,080,000 2,029,851.20
Polygon AB (MTN) 2018/2023 2,600,000 2,613,000.00
Prague CE S.a.r.l. -Reg- (MTN) 2017/2022 12,950,000 12,903,509.50
Pro-Gest SpA -Reg- (MTN) 2017/2024 2,880,000 2,601,964.80
ProGroup AG -Reg- (MTN) 2018/2026 4,000,000 3,853,880.00
Promontoria Holding 264 BV -Reg- (MTN) 2018/2023 1,330,000 1,289,740.90
PSPC Escrow Corp. -Reg- (MTN) 2015/2023 7,770,000 7,985,772.90
Radisson Hotel Holdings AB -Reg- (MTN) 2018/2023 2,130,000 2,279,930.70
Raffinerie Heide GmbH -Reg- (MTN) 2017/2022 5,850,000 5,044,425.75
Raiffeisen Bank International AG (MTN) 2013/2023 2,500,000 2,889,175.00
Refinitiv US Holdings, Inc. -Reg- (MTN) 2018/2026 4,520,000 4,184,616.00
RESIDOMO Sro -Reg- (MTN) 2017/2024 7,330,000 7,147,996.10
Reuters Altice France SA -Reg- (MTN) 2014/2024 8,960,000 9,063,756.80
Reuters Orano SA 2009/2024 6,500,000 6,465,550.00
Rossini Sarl -Reg- (MTN) 2018/2025 3,710,000 3,693,935.70
Safari Holding Verwaltungs GmbH -Reg- (MTN) 2017/2022 5,610,000 5,114,076.00
Samsonite Finco Sarl -Reg- (MTN) 2018/2026 2,250,000 2,053,507.50
Sappi Papier Holding GmbH -Reg- (MTN) 2015/2022 3,220,000 3,257,126.60
SASU Newco SAB 20 SAS -Reg- (MTN) 2017/2024 5,980,000 5,658,096.60
Schmolz+Bickenbach Luxembourg Finance SA -Reg- (MTN) 2017/2022 6,660,000 6,369,624.00
Selecta Group BV -Reg- (MTN) 2018/2024 2,380,000 2,250,075.80
SES SA 2016/perpetual 1,720,000 1,756,429.60
Silgan Holdings Inc (MTN) 2018/2025 2,000,000 1,995,000.00
Societe Generale SA 2009/perpetual 1,000,000 1,055,740.00
SoftBank Group Corp. (MTN) 2017/2025 1,000,000 922,670.00
SoftBank Group Corp. (MTN) 2018/2023 3,100,000 3,200,099.00
SoftBank Group Corp. (MTN) 2018/2028 7,825,000 7,600,735.50
SoftBank Group Corp. 2017/2029 3,770,000 3,309,909.20
Solvay Finance SA 2013/perpetual 1,170,000 1,253,163.60
Solvay Finance SA 2015/perpetual 6,900,000 7,473,873.00
Solvay SA 2018/perpetual 900,000 900,504.00
SPCM SA -Reg- (MTN) 2015/2023 1,200,000 1,206,300.00
SPIE SA (MTN) 2017/2024 1,500,000 1,451,745.00
Summit Germany Ltd 144A (MTN) 2018/2025 7,740,000 7,086,511.80
Superior Industries International, Inc. -Reg- (MTN) 2017/2025 2,200,000 1,870,110.00
Takko Luxembourg 2 SCA -Reg- (MTN) 2017/2023 3,500,000 2,524,690.00
Tele Columbus AG -Reg- (MTN) 2018/2025 4,000,000 3,645,200.00
Telecom Italia SpA/Milano (MTN) 2017/2027 3,250,000 2,909,530.00
Telecom Italia SpA/Milano (MTN) 2018/2026 3,260,000 3,107,432.00
Telefonica Europe BV 2013/perpetual 10,500,000 11,974,200.00
Telefonica Europe BV 2014/perpetual 13,400,000 14,303,428.00
Telefonica Europe BV 2018/perpetual 4,000,000 3,629,000.00
Telenet Finance Luxembourg Notes Sarl -Reg- 2017/2028 5,000,000 4,897,700.00
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Tenneco, Inc. -Reg- (MTN) 2017/2022 4,200,000 4,288,368.00
Tenneco, Inc. -Reg- (MTN) 2017/2024 850,000 871,938.50
Tereos Finance Groupe | SA (MTN) 2016/2023 3,600,000 3,060,432.00
Teva Pharmaceutical Finance Netherlands Il BV (MTN) 2016/2024 6,000,000 5,069,280.00
Teva Pharmaceutical Finance Netherlands 11 BV (MTN) 2018/2025 4,450,000 4 512 255.50
Teva Pharmaceutical Finance Netherlands Il BV 2016/2020 2,540,000 2 484 348.60
Teva Pharmaceutical Finance Netherlands Il BV 2018/2022 3,650,000 3,679,802.25
Thomas Cook Group PLC -Reg- (MTN) 2016/2022 5,000,000 3,876,150.00
Titan Global Finance PLC (MTN) 2017/2024 2,000,000 1,908,960.00
Transcom Holding AB (MTN) 2018/2023 6,500,000 5,949,872.50
UGl International LLC -Reg- (MTN) 2018/2025 1,760,000 1,768,606.40
UniCredit SpA 2014/perpetual 3,300,000 3,157,572.00
Unilabs Subholding AB -Reg- (MTN) 2017/2025 1,500,000 1,363,485.00
United Group BV -Reg- (MTN) 2017/2022 2,200,000 2,191,882.00
Unitymedia Hessen GmbH & Co. KG Via Unitymedia NRW GmbH -Reg- 2013/2029 4,810,500 5,281,447.95
Unitymedia Hessen GmbH & Co. KG Via Unitymedia NRW GmbH -Reg- 2014/2025 1,940,000 2,005,358.60
Vallourec SA -Reg- (MTN) 2017/2022 2,230,000 1,719,330.00
Vallourec SA -Reg- (MTN) 2018/2023 1,920,000 1,431,936.00
Verisure Midholding AB -Reg- (MTN) 2017/2023 5,125,000 4,957,258.75
Viridian Group FinanceCo PLC Via Viridian Power and Energy -Reg- (MTN)
2017/2025 3,000,000 2,771,640.00
Volkswagen International Finance NV 2017/ perpetual 2,500,000 2,254,300.00
Volkswagen International Finance NV 2018/ perpetual 2,900,000 2,720,519.00
Wienerberger AG 2014/perpetual 2,000,000 2,068,660.00
Wind Tre SpA -Reg- (MTN) 2017/2023 1,190,000 1,079,353.80
Wind Tre SpA -Reg- (MTN) 2017/2025 4,000,000 3,575,360.00
Wittur International Holding GmbH -Reg- (MTN) 2015/2023 7,980,000 7,910,414.40
WMG Acquisition Corp. -Reg- (MTN) 2016/2024 927,000 956,302.47
Ziggo Bond Co., BV -Reg- (MTN) 2014/2024 10,000,000 10,500,000.00
Ziggo Bond Finance BV -Reg- (MTN) 2015/2025 1,000,000 969,690.00
Argiva Broadcast Finance PLC (MTN) 2018/2023 2,500,000 2,783,841.26
El Group PLC (MTN) 2018/2024 1,060,000 1,177,530.96
Enel SpA 2014/2076 2,990,000 3,476,845.84
Jaguar Land Rover Automotive PLC -Reg- (MTN) 2015/2023 300,000 283,983.04
Jewel UK Bondco PLC -Reg- (MTN) 2018/2023 6,070,000 6,290,228.22
Johnston Press Bond PLC -Reg- (MTN) 2014/2019 7,440,000 4,236,792.41
Matalan Finance PLC -Reg- (MTN) 2018/2023 4,000,000 3,821,529.33
Mclaren Finance PLC -Reg- (MTN) 2017/2022 1,500,000 1,520,944.93
Mizzen Bondco Ltd -Reg- (MTN) 2014/2021 6,155,500 6,764,276.33
Petrobras Global Finance BV (MTN) 2011/2026 2,000,000 2,293,484.69
Pinnacle Bidco PLC -Reg- (MTN) 2018/2025 1,470,000 1,622,701.01
Saga PLC (MTN) 2017/2024 1,000,000 955,127.59
Shop Direct Funding PLC -Reg- (MTN) 2017/2022 3,000,000 2,678,940.49
Telecom Italia SpA/Milano (MTN) 2004/2019 4,700,000 5,295,777.86
Telecom Italia SpA/Milano (MTN) 2006/2023 4,000,000 4,632,380.97
Tesco Property Finance 4 PLC 2011/2040 2,422,765 3,044,539.91
Tesco Property Finance 6 PLC 2013/2044 1,687,769 2,032,288.39
Virgin Media Receivables Financing -Reg- (MTN) 2016/2024 2,580,000 2,752,390.30
Virgin Media Secured Finance PLC -Reg- (MTN) 2017/2027 2,000,000 2,100,806.64
Bank of lIreland Group PLC (MTN) 2017/2027 1,060,000 848,522.52
BNP Paribas -Reg- 2017/perpetual 1,500,000 1,140,337.42
Scor SE 2018/perpetual 1,600,000 1,146,392.68
Societe Generale SA -Reg- 2013/perpetual 2,380,000 2,060,040.93
UniCredit SpA 2014/perpetual 4,000,000 3,119,471.49
Matterhorn Telecom SA -Reg- (MTN) 2015/2022 8,390,000 7,308,116.68
ABN AMRO Bank NV 2015/perpetual 2,700,000 2,761,263.00
Ball Corp. 2015/2023 2,000,000 2,222,340.00
Galapagos SA/Luxembourg -Reg- (MTN) 2014/2021 2,664,000 1,871,779.68
OMV AG 2015/perpetual 4,630,000 5,293,016.00
Repsol International Finance BV 2015/2075 1,000,000 1,024,460.00
Synlab BondCo. PLC (MTN) 2015/2022 2,000,000 2,041,020.00
Naviera Armas SA -Reg- (MTN) 2017/2024 3,650,000 3,454,049.75
913,172,925.47
Novasep Holding 31/05/2019 1,500,000 150.00
150.00
913,173,075.47
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