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49,885 0.15
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53,593,884 54,534,050 0.8551 0.8701
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3
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48,422,619 49,362,785 0.7726 0.7876
(2017 3 13
5
55,240,665 56,350,808 0.7464 0.7614
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6
46,557,561 47,617,398 0.6589 0.6739
(2018 3 13
7
43,109,810 44,088,038 0.6610 0.6760
(2018 9 13
2018 9 41,757,789 0.6615
10 41,405,586 0.6553
11 42,482,486 0.6569
12 39,988,357 0.6184
2019 1 41,002,729 0.6329
2 41,565,907 0.6415
8
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3 41,224,395 0.6363
4 37,589,775 0.6360
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8 36,128,343 0.6045
9
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(2019 9 13 )
9 36,101,216 0.6049
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GLOBAL REIT ALPHA FUND FIXED
DISTRIBUTION JPY HEDGED
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617,125 264,518
2,913,725 2,670,854
23,822,105 23,979,223
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©)
2019 3 14
2019 9 13
1. @
@
2.
2019 3 13 2019 9 13
1. 1 65,215,254 64,790,078
1,759,866 673,367
2,185,042 5,699,484
2. 64,790,078 59,763,961
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23,822,105 23,979,223
2018 9 14 2019 3 14
2019 3 13 2019 9 13
2018 9 14 2018 2019 3 14 2019
11 13 5 13
1,153,966 1,096,370
0 0
1,359,043 1,252,320
4,166,034 4,420,853
6,679,043 6,769,543
1 1,032.82 1 1,145.41
970,023 1 886,518 1
150 150
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2019

1,192,184

1,372,066
4,349,977
6,914,227
1 1,067.17
971,851 1
150

2019 1 16
3 13

2019

1,248,723

1,372,066
4,570,310
7,191,099
1 1,109.91
971,851 1
150
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2019 5 14 2019
7 16

1,111,728

1,261,339
4,630,705
7,003,772
1 1,183.23
887,877 1
150

2019 7 17
9 13

2019

1,138,146

1,320,452
4,854,556
7,313,154
1 1,223.67
896,459 1
150
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2019 3 13 2019 9 13
1,123,801 772,083
5 5
1,123,796 772,088
2019 3 13 2019 9 13
2019 3 14
2019 9 13
1
2019 3 13 2019 9 13
1 0.6323 0.5988
1 (6,323 ) (5,988 )
®
@
@
GLOBAL REIT ALPHA FUND FIXED
682,056.030 35,168,855
DISTRIBUTION NON HEDGED
35,168,855
49,806 49,885
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49,885

35,218,740
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2019 9 30
32,432,694
19,909
32,412,785
51,822,024
0.6255

2019 9 30
98,196,077,628
61,004
98,196,016,624
98,040,229,058
1.0016

2019 9 30
36,123,357
22,141
36,101,216
59,685,067
0.6049
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2019 9
151 7,427 2,500
799 9,980
260 8,525
5
1
4
CI0O Chief Investment Officer 1

C10 1
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2019 9
63 119,570
712 15,788,257
775 15,907,827
28 94,090
14 1,400,808
42 1,494,898
817 17,402,725
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38
59
19 52
193 2018
2019 31
@
2018 31 2019 31
28,709 28,489
0 554
201 214
12,368 11,468
82 98
47 56
41,410 40,882
213 1 206
12 10
200 195
2,614 2,821
2,456 2,804
158 17
15,066 12,799
8,600 8,493
5,129 1,836
183 183
1,072 1,070
1,078 1,183
34 31
18,927 15,827
60,337 56,709
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2018 31 2019 31
65 75
9,747 8,548
8 15
59 40
5,202 4,610
2 4,476 2 3,882
4,148 3,735
850 726
583 255
1,012 725
335 2
16,744 14,070
2,350 2,389
125 103
5 2
2,481 2,496
19,225 16,567
15,174 15,174
11,495 11,495
11,495 11,495
374 374
13,850 13,052
14,225 13,426

40,895 40,096
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216 46
216 46
41,112 40,142
60,337 56,709
¢
2017 2018
2018 31 2019 31
82,510 76,052
733 673
83,244 76,725
40,392 35,789
673 694
9,816 9,066
955 1,057
8,860 8,009
839 1,351
1,579 1,557
249 228
500 513
53 55
13 13
762 746
53,300 48,459
5,840 5,755
377 373
3,973 4,145
477 510
1,012 725
788 796
55 64
195 178
501 472
1,281 1,291

316 374
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46 34
977 907
1,528 1,819
11,531 11,693
18,411 16,572

2017

®

2018 31 ;818 31

210 215

17 133

130 172
359 521

0 40

3 32

25 60

29 132
18,741 16,961
333 29
333 29
18,407 16,931
5,843 5,076
106 15
5,737 5,060
12,670 11,870

2017 2018 31
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15,174 11,495 374 12,231 12,606 39,276
- - - 480 480 480
15,174 11,495 374 12,712 13,086 39,756
- - - 11,532 11,532 11,532
- - - 12,670 12,670 12,670
- - - 1,138 1,138 1,138
15,174 11,495 374 13,850 14,225 40,895

264 264 39,540

- - 480

264 264 40,021

- - 11,532

- - 12,670

47 47 47

47 47 1,090

216 216 41,112

2018 2019 31
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15,174 11,495 374 13,850 14,225 40,895
15,174 11,495 374 13,850 14,225 40,895
- - - 12,669 12,669 12,669
- - - 11,870 11,870 11,870
- - - 798 798 798
15,174 11,495 374 13,052 13,426 40,096
216 216 41,112
216 216 41,112
- - 12,669
- - 11,870
170 170 170
170 170 969
46 46 40,142

(

(

)

)
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28 30 16

480
480

90/112



EDINETOOOO
OO0000OO00o0DOoO0oOoo(Eee748)
Ooooooooooooooooooad

29 30 30
30 30
30
1)
@)
3)
28 30 16
75
55 130
100 10
29
3 25
2018 31 2019 31
29 31
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235 264
2018 31 2019 31
4,406 3,788
2018 31
Daiwa Asset Management(Singapore)lLtd. 1,701
2019 31
Daiwa Asset Management(Singapore)Ltd. 1,719
2017 2018 31
2,608 2,608
2,608 2,608
2017 26 2017 2017
11,532 4,421 31 27
2018 25

12,669
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4,857
2018 31
2018 26
2018 2019 31

2,608 2,608

2,608 2,608

2018 25 2018 2018
12,669 4,857 31 2
2019 21
11,868

4,550
2019 31

2019 24
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2018 31
D 1)
28,709 28,709
12,368 12,368
7,631 7,631
48,709 48,709
(5,202) (5,202)
(4,476) (4,476)
*2 (3,286) (3,286)
(12,965) (12,965)
*1 )
*2
2019 31
D 1)
28,489 28,489
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11,468 11,468
8,380 8,380
48,338 48,338
(4,610) (4,610)
(3,882) (3,882)
*2 (2,805) (2,805)
(11,298) (11,298)
*1 )
*2
2018 31 2019 31
970 666
5,129 1,836
1,072 1,070

2018

31

10
10

28,709
12,368
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0 5,302 1,801 117
41,078 5,302 1,801 117
2019 31
10
10
28,489 - - -
11,468 - - -
554 4,284 2,227 1,227
40,512 4,284 2,227 1,227
2018 31
5,129
2019 31
1,836
2018 31
134 55 79
4,196 3,740 456
4,331 3,795 535
3,299 3,522 223
3,299 3,522 223
7,631 7,318 312
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970
2019 31
87 55 32
4,991 4,712 278
5,079 4,767 311
3,301 3,560 258
3,301 3,560 258
8,380 8,328 52
666
2017 2018 31
1,963 210
1,963 210
2018 2019 31
389 86 -
3,517 128 40
3,907 215 40
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)
2017 2018
2018 31 2019 31
2,318 2,350
159 158
166 171
38 52
2,350 2,389
)
2017 2018
2018 31 2019 31
2,350 2,389
2,350 2,389
2,350 2,389
2,350 2,389
)
2017 2018
2018 31 2019 31
159 158
24 41
184 199

171
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(

2018 31 2019 31
731

719
244 182
16 170
162 141
94 94
68 32
297 240
1,602 1,592
200 164
1,402 1,428
159 159
164 85
323 244
1,078 1,183

)
480

2018 31

2019 31
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90
90
90
10
1
2017 2018 31
2018 2019 31
1
1
2017 2018 31
( )
Daiwa Asset
'f??ﬁgigﬁ?ﬁ) Singapore 133 ( 130_0 1,701
Ltd.
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MAS
MAS

2018 2019 31

Daiwa Asset
Management
(Singapore)
Ltd.

Singapore 133 ( ) 1,719

Daiwa
Portfolio
Advisory India 1,207 ( ) 3,293
(India)
Private Ltd.

) MAS
MAS

2017 2018 31

100,000 23,216 3,913

3,000 1,020 233

100 4 1,048 1,055
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2018 2019 31
( )
1 1
100,000 19,975 3,400
2
3,000 1,052 173
3
100 4 1,063 1,055
2017 2018
2018 31 2019 31
15,760.66 15,389.06
4,857.40 4,550.81
184 26
2017 2018
2018 31 2019 31
12,670 11,870
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279,928 2019 3

&)

100,000 2019 3

51,000 2019 3
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