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2019
5,692,150,453 100.03%
1,423,128 0.03%
5,690,727,325 100.00%
)
2019
() () ()
() )
1 5,578,898,808 1.0174 1.0203 100.03%
5,675,971,651 5,692,150,453
100.03%
100.03%
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2019
2019
)
2017 11 3,245 1.0000
2018 12 3,610 0.9603
2018 11 2,131 0.9579
2018 2,059 0.9599
2018 10 1,773 0.9613
2018 11 1,929 0.9699
2018 12 1,809 0.9724
2019 1,836 0.9669
2019 2,345 0.9739
2019 1 2,357 0.9790
2019 2,774 0.9919
2019 4,364 0.9894
2019 4,674 0.9940
2019 4,844 1.0001
2019 4,428 1.0029
2019 5,545 1.0116
2019 11 6,102 1.0088
2019 5,690 1.0114
2017 11 2018 12 4.0%
2018 13 2018 11 0.2%
2018 12 2019 11 2.2%
2019 12 2019 11 3.0%
x 100
)
2017 11 2018 12 4,020,382,237 261,000,000
2018 13 2018 11 104,441,878 1,638,347,723
2018 12 2019 11 720,361,532 537,674,415
2019 12 2019 11 4,657,651,461 1,016,170,216
)
2019
5,663,509,144 99.50%
28,391,094 0.50%
5,691,900,238 100.00%
)
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1|US TREASURY N/B 13,720,000 10,603.14 10,624.18 1.3750| 25.61%
1,454,750,808 1,457,638,099| 2026/08/31
2|US TREASURY N/B 12,550,000 11,362.78 11,376.27 2.5000 25.08%
1,426,030,004 1,427,722,999| 2026/02/28
3|US TREASURY N/B 12,255,000 11,442.00 11,442.00 2.7500| 24.64%
1,402,217,364 1,402,217,364| 2025/02/28
4|US TREASURY N/B 11,975,000 11,483.33 11,490.02 2.7500| 24.17%
1,375,129,428 1,375,930,680| 2025/08/31
99.50%
99.50%

2019

2019
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31 11 1
2,362,159,693 6,112,829,963
119,003,655

2,362,159,693 6,231,833,618
2,362,159,693 6,231,833,618
119,003,655

208,455 476,359
4,170,015 9,528,119
104,154 238,098
4,482,624 129,246,231
4,482,624 129,246,231
2,408,163,509 6,049,644,754
50,486,440 52,942,633
39,405,297 84,324,407
2,357,677,069 6,102,587,387
2,357,677,069 6,102,587,387
2,362,159,693 6,231,833,618
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30 12 31 12

31 11 11
47,968,366 124,319,266
47,968,366 124,319,266
266
208,455 476,359
4,170,015 9,528,119
104,154 238,098
4,482,624 10,242,842
43,485,742 114,076,424
43,485,742 114,076,424
43,485,742 114,076,424
579,268 14,551,557
93,737,362 50,486,440
22,665,965 15,279,676
22,665,965 15,279,676
22,321,517 11,375,470
22,321,517 11,375,470
50,486,440 52,942,633
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31 12
11
31 11 11
2,225,476,392 2,408,163,509
720,361,532 4,657,651,461
537,674,415 1,016,170,216
2,408,163,509 6,049,644,754
50,486,440
12 31 12
11 11
31 12
11
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47,113,851
47,113,851
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108,502,473
108,502,473
31 11
11
31 12 11
31 11 11
0.9790 1.0088
10,000 9,790 10,000 10,088
6,008,285,791 6,112,829,963
6,008,285,791 6,112,829,963
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31 11 11
19,274,246 156,306,121
4,311,262,525 6,045,194,703
794,247 936,565
65,583,758
2,664,673 3,322,225
533,420 789,512
4,334,529,111 6,272,132,884
4,334,529,111 6,272,132,884
936,505 40,545,775
119,003,655
936,505 159,549,430
936,505 159,549,430
4,398,712,301 6,008,285,791
65,119,695 104,297,663
4,333,592,606 6,112,583,454
4,333,592,606 6,112,583,454
4,334,529,111 6,272,132,884
31 12
11
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60 61
31 11 11
4,238,518,530 4,398,712,301
716,248,784 4,623,432,023
556,055,013 3,013,858,533
2,397,644,837 6,008,285,791
2,001,067,464
4,398,712,301 6,008,285,791
4,398,712,301 6,008,285,791
65,119,695
31 12
11

11
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31 11
76,644,879
76,644,879
11
85,350, 765
85,350, 765
31 11
150,803,370 150,674,400 128,970
2,689,081,592 2,689,094,880 13,288
2,839,769,280 142,258
11
165,698,182 166,625,000 926,818
2,489,183,319 2,529,719,347 40,536,028
2,696,344,347 39,609,210
31 12 11
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31 11 11

0.9852 1.0174
10,000 9,852 10,000 10,174

T 1.375 08/31/26 14,320,000.000 14,069,400.000

T 2.5 02/28/26 12,550,000.000 13,213,769.500

T 2.75 02/28/25 13,975,000.000 14,816,714.250

T 2.75 08/31/25 13,205,000.000 14,050,912.300

56,150,796.050

54,050,000.000 6,045,194,703

6,045,194,703
6,045,194,703

(D)
()

98.89 100.00
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2019

5,692,150,453

1,423,128

5,690,727,325

5,626,747,601

1.0114

5,693,208,206

1,307,968

5,691,900,238

5,578,898,808

1.0203
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38 59

193

19

52

30 31 31

30 31 31 31
20,873,870 13,755,961
20,010 20,011
402,249 476,456
39,030 64,856
6,332,203 6,963,077
1,725,215 1,129,548
316,407 285,668
50,321 44,150
10,891 31,771
29,770,200 22,771,504
185,371 173,517
300,694 751,471
486,065 924,988
409,765 479,867
5,755 183,528
56 44
- 60
415,576 663,501
10,616,594 10,829,628
10,412,523 10,252,067
658,505 2,004,451
69,423 97,107
7,819 7,819
1,394,447 1,426,381
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23,159,314 24,617,457
24,060,956 26,205,946
53,831,157 48,977,450
(

30 31 31 31
84 4,534
92,326 1,480,229
649 1,122
137,522 137,522
2,783,763 3,246,133
236,739 768,373
3,433,641 3,535,589
547,706 84,966
1,785,341 670,761
1,507,256 1,302,052
1,408 18,110
10,526,438 11,249,395
3,319,830 3,418,601
99,721 5,074
3,363 5,074
3,422,915 3,428,751
13,949,354 14,678,146
2,000,000 2,000,000
8,628,984 8,628,984
8,628,984 8,628,984
284,245 284,245
60,000 60,000
1,476,959 1,476,959
26,561,078 21,255,054
28,382,283 23,076,258
39,011,267 33,705,242
870,535 594,061
870,535 594,061
39,881,802 34,299,304
53,831,157 48,977,450
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29 30

30 31 31 31
36,538,981 39,156,499
8,362,118 6,277,217
1,440,233 1,332,888
5,000 -
128,324 182,502
55,820 49,507
46,530,479 46,998,614
16,961,384 18,499,433
353,971 361,696
1,140 125
1,654,233 1,752,905
5,972,473 6,050,441
40,066 46,551
339,048 338,465
- 24,700
45,465 23,756
2,582,734 2,872,416
34,333 49,118
136,669 148,307
28,121,520 30,167,918
196,529 190,951
6,190,716 6,308,066
601,375 514,259
1,566,810 1,235,936
25,709 27,802
- 82
256,413 286,905
220,569 228,538
282,036 285,369
654,286 612,410
419,884 463,553
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329,756 378,530

285,490 290,243

11,029,580 10,822,651

7,379,378 6,008,044
29

30 31 31

51,335 -

520 623

2,622 72

894 1,951

10,669 36,408

66,042 39,055

5,125 15,760

913 7,027

6,038 22,787

7,439,383 6,024,312

61,842 289,451

30,980 7,247

- 79,850

92,822 376,549

354,695 1,462

141,666 13,668

9,634 14,605

- 160,455

- 187,140

505,996 377,331

7,026,209 6,023,530

2,350,891 1,750,031

280,166 90,084

2,070,725 1,840,116

4,955,483 4,183,413
29 30 31
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2,000,000 8,628,984 8,628,984 284,245 60,000 1,476,959 23,493,074
1,887,480
4,955,483
3,068,003
2,000,000 8,628,984 8,628,984 284,245 60,000 1,476,959 26,561,078
25,314,279 35,943,263 327,116 327,116 36,270,379
1,887,480 1,887,480 1,887,480
4,955,483 4,955,483 4,955,483
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