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2019 30
13,057,454,876 100.08
10,111,964 0.08
13,047,342,912 100.00

2019 30
12,673,775,024 73.02
4,683,359,892 26.98
17,357,134,916 100.00
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2019 30

6,934,389,207 1.8738( 12,993,703,761| 1.8830( 13,057,454,876| 100.08

2019 30

100.08

100.08

2019 30
TREASURY BILL 0% 117,531,000| 10,774.43| 12,663,298,846|  10,783.34| 12,673,775,024 2019/10/17|  73.02

2019 30

73.02

73.02

2019 30
2019 30
2019 30
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2019 30
7 111,790,000 111,790,000 111,160,000 111,160,000 0.64
S&P500 EMINI 256 38,419,694 4,146,253,376 37,936,640 4,094,122,189 23.59
EMINRUS2K 5 396,925 42,836,146 381,025 41,120,218 0.24
S&P/TSE 60 16 3,207,481.25 261,377,646 3,189,760 259,933,542 1.50
DAX DTB 11 3,405,325 401,896,456 3,398,587.5 401,101,296 2.31
S&P/MIB 14 1,516,929.62 179,028,034 1,534,260 181,073,365 1.04
Marche des Options
Negociables de CAC40 165 9,237,210.49 1,090,175,582 9,304,350 1,098,099,387 6.33
Paris
SPI 200 23 3,829,500 279,093,960 3,849,625 280,560,670 1.62
FTSE 100 50 3,655,750 485,081,467 3,694,250 490,190,032 2.82
SWISS MKT 42 4,176,900 454,780,871 4,204,620 457,799,025 2.64
HANG SENG 17 22,379,782.5 307,945,807 22,089,800 303,955,648 1.75
MSCI SING 10 360,909.6 28,179,822 358,600 27,999,488 0.16
AEX 61 6,993,528 825,376,175 7,054,650 832,589,793 4.80
IBEX 35 61 5,478,147.28 646,530,942 5,587,234 659,405,357 3.80
Nasdag Omx Europe | OMXS30 29 4,781,046.84 52,687,136 4,771,950 52,586,889 0.30
19 2,926,153,910 2,926,153,910 2,945,380,000 2,945,380,000 16.97
CBT 10Y 1912 223 28,780,937.5 3,106,038,775 29,077,109.37 3,138,001,643 18.08
MON 10Y 1912 125 17,699,136.32 1,442,302,619 17,872,500 1,456,430,025 8.39
BTP 1912 32 4,626,616.9 546,033,326 4,661,440 550,143,149 3.17
BUND10Y 1912 45 7,780,032.47 918,199,432 7,839,450 925,211,889 5.33
OAT 1912 92 15,560,831.74 1,836,489,361 15,666,680 1,848,981,573 10.65
SFE10Y 1912 108 15,683,946.84 1,143,046,045 16,004,158.2 1,166,383,049 6.72
GILT 1912 162 21,377,520 2,836,583,128 21,720,960 2,882,154,182 16.61
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2019 30

14 2010 14 28,993 28,993 .8845 .8845
15 2011 14 25,900 25,900 -8610 .8610
16 2012 14 25,481 25,481 .9352 .9352
17 2013 17 22,782 22,782 .9844 .9844
18 2014 16 19,560 19,947 -0116 .0316
19 2015 14 17,762 17,849 .0131 .0181
20 2016 14 16,600 16,600 .0018 .0018
21 2017 14 15,631 15,709 -0103 .0153
22 2018 14 13,274 13,340 .0090 .0140
23 2019 17 12,805 13,057 .0172 .0372

2018 13,366 -0150

10 12,839 .9773

11 12,948 .9867

12 12,401 -9502

2019 12,785 .9808

12,929 .9947

12,989 -0049

13,061 .0205

12,793 .0012

13,072 -0283

13,160 .0404

13,063 .0346

13,047 .0214
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14 2009 15 2010 14 0.0000
15 2010 15 2011 14 0.0000
16 2011 15 2012 14 0.0000
17 2012 15 2013 17 0.0000
18 2013 18 2014 16 0.0200
19 2014 17 2015 14 0.0050
20 2015 15 2016 14 0.0000
21 2016 15 2017 14 0.0050
22 2017 15 2018 14 0.0050
23 2018 15 2019 17 0.0200
14 2009 15 2010 14 4.6
15 2010 15 2011 14 2.7
16 2011 15 2012 14 8.6
17 2012 15 2013 17 5.3
18 2013 18 2014 16 4.8
19 2014 17 2015 14 0.6
20 2015 15 2016 14 1.1
21 2016 15 2017 14 1.3
22 2017 15 2018 14 0.4
23 2018 15 2019 17 2.8
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14 2009 15 2010 14 1,494,732,752 4,616,794,842 32,779,003,661
15 2010 15 2011 14 1,328,900,195 4,025,651,426 30,082,252,430
16 2011 15 2012 14 1,052,892,591 3,889,505,588 27,245,639,433
17 2012 15 2013 17 990,014,445 5,093,063,131 23,142,590,747
18 2013 18 2014 16 846,866,263 4,652,629,346 19,336,827,664
19 2014 17 2015 14 1,239,682,848 3,044,228,874 17,532,281,638
20 2015 15 2016 14 829,268,569 1,790,612,564 16,570,937,643
21 2016 15 2017 14 753,478,489 1,851,399,902 15,473,016,230
22 2017 15 2018 14 799,377,318 3,115,883,524 13,156,510,024
23 2018 15 2019 17 747,318,597 1,315,275,214 12,588,553,407
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22 23
(2018 14 ) (2019 17 )

13,490,627,119 13,203,359,518

5,617,851 7,078,045

13,496,244,970 13,210,437,563

13,496,244,970 13,210,437,563

65,782,550 251,771,068

5,617,851 7,078,045

7,415,921 7,206,695

140,902,453 136,927,115

1,682,771 1,817,226

221,401,546 404,800,149

221,401,546 404,800,149

13,156,510,024 12,588,553,407

118,333,400 217,084,007

287,934,078 367,747,687

13,274,843,424 12,805,637,414

13,274,843,424 12,805,637,414

13,496,244,970 13,210,437,563
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22 23
2017 15 2018 15
2018 14 2019 17

396,328,965 639,659,033
396,328,965 639,659,033
15,406,275 14,088,094
292,719,159 267,673,593

3,320,732 3,294,089
311,446,166 285,055,776
84,882,799 354,603,257
84,882,799 354,603,257
84,882,799 354,603,257
43,675,640 4,897,102
158,744,696 118,333,400
16,878,961 2,236,568
16,878,961 2,236,568
32,714,866 11,215,252
32,714,866 11,215,252
65,782,550 251,771,068
118,333,400 217,084,007
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22 23

2017 15 2018 15

2018 14 2019 17
2019 14 16

2019 17
22 23
(2018 14 ) (2019 17 )
15,473,016,230 13,156,510,024
799,377,318 747,318,597
3,115,883,524 1,315,275,214
13,156,510,024 12,588,553,407
22 23

2017 15 2018 15
2018 14 2019 17
18,057,041 124,315,937
23,150,118 235,184,422
665,351,624 653,208,410
312,509,469 260,018,396
1,019,068,252 1,272,727,165
13,156,510,024 12,588,553,407
10,000 774 1,011
10,000 50 200
65,782,550 251,771,068
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22 23
2017 15 2018 15
2018 14 2019 17
a
@
22 23
(2018 14 ) (2019 17 )
340,287,740 691,356,730
340,287,740 691,356,730
22 23
(2018 14 ) (2019 17 )
1.0090 1.0172
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7,045,925,353 13,203,359,518

7,045,925,353 13,203,359,518
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(2018 14 ) (2019 17 )
831,572,868 1,091,229, 641
155,543 44,860
3,947,167,223 3,140,154,188
13,135,395,319 12,696,153,958
710,173,364 811,771,623
67,543
404,792,194 792,652,995
19,029,324,054 18,532,007, 265
19,029,324,054 18,532,007, 265
927,348,830 977,300,348
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