EDINETOOOO
00000000000 DO00OmD((EL2430)
Ooooooooooooooooooad

2021 1 12
10 ( 2020 4 11 2020 10 12 )

03-6447-6147

1/99



QECD

B (ERLIT - x ET R
eRsinE | OISR | e ey
oo

5 A
BRI E o=
w5 FEEE
i IR o
Mmoo ( ]

BERSG

2/99

EDINETOOOO
00000000000 DO00OmD((EL2430)
Ooooooooooooooooooad



EDINETOOOO
00000000000 DO00OmD((EL2430)
Ooooooooooooooooooad

EEHEEE [AEHE|(REHGHE mEREEE B

tE= F1@ [FRA-A0k
—-# (hg < B
HERE £ 20
o[- B B
F 40
E¥ kv 3 wp e i L
—-# Fa50 ( )|
1k 0 D |
&

T it & F120 (FIF
2 L3 B ('R

( ) FEFITF
8-

T B 15 FEE FruF-FF L
T mit Fr A

T 0 i ¢ ) |[F7UA

rEisEEilss (%

£ L& F# thiA

=20 (hE)

EEHES Iw—g

[ )

EEIEESEER

EEEESEER

https://www.toushin.or.jp/

3/99



EDINETOOOO
O00OO00000000000000(E12430)
Oooooooooooobooooooad

BIEIOEL ERNICEEFIOTERDY TU/E*IC
TRRAELET,
WY — TP R TR ST, BRIV T BN UETEVET.

BFEELT. AEAVIRITELER Aus

=/ JUARE . EERFAPRAAMORTT ORFORBHTT . S EAER0ENCHTRT. 7P PmRRT
HEOENARLRGISEBINIENTT.

2018F9A25HLRINERBICSNT.
i B[R (D ECEMBIN—2)* H

11,0008 EEBSIHESICE. # EHELET .

LT, BMER (HES0W~—2)3, | FOSTOBMEMEETRD | LS 0RE RS (5311) Wbt
BEOAHAECLET.
BEEREMEZ2018£108108ETTY.
BEEGRE (SESNN~A—2) 5,201 8509825B8LIAOERBIC] 1.000MLILEE
ol BSICE, IYT—7 FOEANHFEES IF T, B LAHRTECLSEEEAIC
BiTa.WLE3LFT.

ﬂ 201 8§ 926 H OB EHEA (SEEIMEN—R) D

10,500AFKADBSICIE. EFEHMZEIFERLET .

REREMIEE®Z.2018F108] 1BLIBOEEBICSV\T, BEEM (HESNN
~—2)15% 10,500kl E&HofcBSICIE. v — TP /FOE A EFZS & T, 5H
BHAETL IR EERICE TR B LRALFT.

BERERERSICSVLTOH. ERERMETENSERLT 10EREmMOEOEEMRA
(BESMA~—2) 51 0.500AFEOBSICE. BREMOTSICIEERTNET.
THLES. EROBRECEIVTERRBILROAREAELET.

# | FO3CDRABRINERD | AOSDlE TS (RS W) RHEELOSEHEL ] 1.000/RFR
10.500ALILLICESC LRI T S DOTRHOFER Ave

*ETER DB TEORILMAISETR. EAEMEMANOELOEBER IO ERHN
(FiEENR~—2) 51 1.000mZFE310.500RETFTESCLLBDEFT .

: A SIURENRAELCAD, LD, ST TEgLESIB0ET, i

——— ——————— s m e s m e

it ot e o e o e it

2018 10 10 10 2018 26
9,560

2021 10 12

4/99



EDINETOOOO
00000000000 DO00OmD((EL2430)
Ooooooooooooooooooad

15~ S ROtHE @

QL TP/ ECIY-DIFUFICERY S IPIU— DA TERETBELETY .

<HRE=TFUE> <IH—T7E>
P, . i ™ e,
lﬁﬁ'&agm?ﬁﬁ
BiAZ el | A
> (PHEEEEEE) — —
el ﬁ!bl%lﬁ-ﬂ& it e
(BH) TH—TJ7FUR YIUARIRE
' ] ~<fem— e
WSS <EAEH> = M=
- m BE7EyhIRIAVN
| sl L J N ——
(IR ISREER )

S~ DinENA. MEMECRED WL TELET.
A RREE DR RS S0 BRERITFERA.

(#8e758t)
SEARHBIC. AEEMI. SRS FEMENH R HEADETLENEL TRELET. LEL. Y WD OB SICE

SEETEDEVWCEEBNET.
FRROHESOILVSSUTOEE OV TRETDOOTIEBIE v,

250

2015 9 29

2018 10 4
2018 10 10 2021 10 12

5/99



EDINETOOOO
00000000000 DO00OmD((EL2430)
Ooooooooooooooooooad

— T

i EPPRREHE Or F 2015-09
(PSR
|
| w9272k
mEHUERENSS D7 o F
[ Z=en AE?-# - [ s=eem |
BE7& 5 7394 v HERSH {E5E8000 | mppriscEsR SRSt
« {EEER B OERIEE « (33E84 B ORI - (9%
- HiRESE LU EAEEIOME LY s REHEDItE 4V
i EROIEE AT i
e FEOWBL 210
AT 2308)
e e
—_—
BM7Ey b2+IA2F 3—O95UST9 F - WRORIBL
| WhE RESEESLUNESOREL

L e moans e xlsU - BARS B LS ERNSSOTA B L

[ 4

[ AR (250

2020 10

17,363

1959
1999

179,869,100 91.29

6 Shenton Way, #46-00, DBS Building
DBS Bank Ltd. _ |
- Tower One, Singapore 068809 14,283,400 7.24

6/99



EDINETOOOO
00000000000 DO00OmD((EL2430)
Ooooooooooooooooooad

2018 9 25
11,000
10
10,500
2018 10 11
10,500
2015-09
20 18
19 20
10 10
11 11
12
12 11
13 18
14 19

15 20

7/99



EDINETOOOO
00000000000 DO00OmD((EL2430)
Ooooooooooooooooooad

16
17 14
18 14
19 18
14
10
( )
20 14
15 16
236
341
11
11
18

10

8/99



EDINETOOOO
O00OO00000000000000(E12430)
Ooooooooooooooooonoao
11 14

12 14

13 12

14

9/99



EDINETOOOO
O00OO00000000000000(E12430)
Ooodooodooodoooonono

10/99



EDINETOOOO
00000000000 DO00OmD((EL2430)
Oooooooooooooooooad

SELECHIT SERFNIIEL FolYU T,
F=F AR AVE AF 08— (CLO)

] F—F AAL—F 1T AT 14— (cOOT) |

|
?‘!JIII 3:-.".:‘.“-'!] [ 55500 Fﬂl.r‘.;!ﬁﬂ J": J*_.a"}' 5%1’: fi—bhglat |
A iEﬂEW‘] wiTEy | o

o B P
SELSHOERENCHIT SPEFERS LOEEREEREE T Sl FodY T,

_.[ WiEES KL ]4

l miEmssoRE :
| 1
! EREAS ErtOIEEEEL, WREEL | =S
e E [ EEESTET ) BATFE Bl DR AIEREL | .?;{ (o ol i R R k.
. Ty ! (5HZILH)
| L ! SERES THPIE T SRR
| SRTET HERRAOATIE TS B | B E Lt TheSE T
: ( EESSOSEE EEELFERESSEIED | B ISR OIHLE A DS
! EREVERAEEELIT. | LIHEHHIBRE DEiEie
I Bl sy _'_'_'_'_'_'_'_'_'_'_'_'_'_'_'_'_'_'_'_'_'_'_'_'_'_'_'_'_'_'_'_: l\‘_ ﬂ'!’—_:_/’
: || vroer avTIe
| T ) B RO AES LRG| 72 AEHAZIEN
! g R e FhEROERRG SN ! (358HEK)
O A= b7 Ut o - e | TR LR wLgT. ! SERTAICRGET B3R A0,
; : B 20 ORIEE LTRSS
: i | ,g%ifaﬁ STl 454
| = = . . mEEe
. R, MITHE IR T | i
! Bl LD ik | TESTRROBRITRSE
: FIHALORE 1R 1y )
| 1 =
! F L— 5 4 > f725pg SRS EEDRTOEE I
. ¢ =T ) BEHTOIOEAEEES |
\._ #MITLIT, /)
v
ERY R 2% JROESEAS
L | EmRIc—L GEE - 7 || SERURITET SRR s
W AMFHE SHFLY DR RS S TS
e Ak

\

g

FEEHICLDT U FOBAELA (REAT R C) SHT SEIRHEE

[ttt IoH L TH. B 7 miEE#ias, AinMmBERSES LIS TE - TEYE . T B L HEELANRTE DS
I EF TR DL TREEITL - TE Y. FRERRNE I EEEL T S DTS F R IR MR TR
MRS 1220 T, SR At ORI RR S TP 2T M AU 0 ) A B il LR T T T

Lo T I i, AEpEs R RS Tl L g st ek ERE IR E THL . AT S o RERMTE DA TSI ED
TR T T

11/99



SIEEFI LTOESG,/ 24 Fa—YvrU— - Fa—TF1—

EDINETOOOO
00000000000 DO00OmD((EL2430)
Ooooooooooooooooooad

ESG B, = {56 V272 —v V-l BEEESEHICY - Tkl
IHEETH D0, mREICEET S, kS, SEhlt. SRR R=ICTITA

IEELTWET,

(ZF 20— Firsy JREMECETEEAZIL. SEFRSOINEEHEFRELEFLH DD

AN —THBRENTHWED)

W=

i - RaE

s i - e

AFaI)— F"“_.f‘:fj

Es Go0O—-1

RS EEES SRFFYUY - A39T (-
e ES L iR B ES e R
2FaT— Fuvyd EFER
&EEMETERES (FO—1i

2020 10

3 -
mA

EEEEPY

> 20-)\Ni%
| HO0-N\Nilis - A%

=P

AVT AT IR

ARL—33>
AT
b 5
DAVER

12/99




10

2020 7

2015-09

13/99

28
28

28

EDINETOOOO
00000000000 DO00OmD((EL2430)
Ooooooooooooooooooad

10



11

12

13

14

15

16

17

100

10

100

20

14/99

28
28

28

EDINETOOOO
00000000000 DO00OmD((EL2430)
Ooooooooooooooooooad



10

11

12

13

100

10

50

100

20

15/99

EDINETOOOO
00000000000 DO00OmD((EL2430)
Ooooooooooooooooooad



EDINETOOOO
00000000000 DO00OmD((EL2430)
Ooooooooooooooooooad

2018 9 25
11,000
11,000
11,000
11,000
11,000
11,000
10
10,500
10
10,500
2018 10 11
10,500

10,500

10,500

10,500

16/99



EDINETOOOO
00000000000 DO00OmD((EL2430)
Ooooooooooooooooooad

10,500
10,500

17/99



EDINETOOOO
O00OO00000000000000(E12430)
Oooooooooooobooooooad

_lﬁ-‘."-““h ﬁ
B8/ B
BB = BENE 4
A PEE T AT AR
e
7
W
; — - T
WHRAETE BESE
=K1
Bt v
P ]
2020 10

2020 7

18/99



EDINETOOOO

00000000000 DO00OmD((EL2430)
Ooooooooooooooooooad

1.364

1.24

1.24

0.60

0.60

0.04

0.1

19/99

0.1



EDINETOOOO
00000000000 DO00OmD((EL2430)
Ooooooooooooooooooad

0.55 0.5

20.315 15.315

20/99



EDINETOOOO
00000000000 DO00OmD((EL2430)
Ooooooooooooooooooad

20.315 15.315
20.315 15.315
NISA 120
20
NISA 20
80
15.315
2021 1 12
2020 10 30
1,130,718,632 99.50
— 5,693,795 0.50
1,136,412,427, 100.00
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()
491,403,143 2.2193 1,090,570,996| 2.3010f 1,130,718,632/99.50
)
99.50,
99.50,
1 )
1 (2016 4 11 ) 2,591 2,605 0.9407 0.9457,
2 (2016 10 11 ) 2,409 2,423 0.9101 0.9151]
3 (2017 4 10 ) 2,376 2,389 0.9328 0.9378
4 (2017 10 10 ) 2,275 2,287, 0.9635 0.9685
5 (2018 4 10 ) 1,997 2,008 0.9218 0.9268
6 (2018 10 10 ) 1,752 1,762 0.9135 0.9185
7 (2019 4 10 ) 1,536 1,544 0.9264 0.9314
8 (2019 10 10 ) 1,341 1,347 0.9044 0.9084
9 (2020 4 10 ) 1,207 1,212 0.8951] 0.8991
10 (2020 10 12 ) 1,179 1,182 0.9414 0.9439
2019 10 1,339 — 0.9129 —
11 1,318 — 0.9188; —
12 1,297, — 0.9293 —
2020 1 1,279 — 0.9254 —
2 1,260 — 0.9261] —
3 1,199 — 0.8860; —
4 1,192 — 0.8903 —
5 1,217, — 0.9117, —
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6 1,216 — 0.9277, —
7 1,212 — 0.9386 —
8 1,220 — 0.9533 —
9 1,182 — 0.9384 —]
10 1,136 — 0.9179 —
1
1 2015 9 29 2016 4 11 0.0050
2 2016 4 12 2016 10 11 0.0050]
3 2016 10 12 2017 4 10 0.0050]
4 2017 4 11 2017 10 10 0.0050]
5 2017 10 11 2018 4 10 0.0050
6 2018 4 11 2018 10 10 0.0050
7 2018 10 11 2019 4 10 0.0050
8 2019 4 11 2019 10 10 0.0040
9 2019 10 11 2020 4 10 0.0040
10 2020 4 11 2020 10 12 0.0025
1 2015 9 29 2016 4 11 5.43
2 2016 4 12 2016 10 11 2.72
3 2016 10 12 2017 4 10 3.04
4 2017 4 11 2017 10 10 3.83
5 2017 10 11 2018 4 10 3.81
6 2018 4 11 2018 10 10 0.36
7 2018 10 11 2019 4 10 1.96
8 2019 4 11 2019 10 10 1.94
9 2019 10 11 2020 4 10 0.59
10 2020 4 11 2020 10 12 5.45
100
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1 2015 9 29 2016 4 11 2,804,305,391 49,060, 306

2 2016 4 12 2016 10 11 107,327,111

3 2016 10 12 2017 4 10 0 100,032, 206

4 2017 4 11 2017 10 10 0 185,877,202

5 2017 10 11 2018 4 10 0 194,634,842

6 2018 4 11 2018 10 10 0 248,580,847

7 2018 10 11 2019 4 10 0 260,051,246

8 2019 4 11 2019 10 10 0 175,188,006

9 2019 10 11 2020 4 10 0 134,808,313

10 2020 4 11 2020 10 12 0 95,547,978

() 1

2020 10 30

5,833,734,552 7.73

5,290,863,178 7.01

1,214,445,139 1.61

17,499,125,549 23.17

8,397,562,517 11.12

38,235,730,935 50.63

6,500,811,591 8.61

6,257,793,498 8.29

6,231,044,550 8.25

18,989,649, 639 25.15

835,980,554 1.11

731,671,681 0.97

1,193,418,993 1.58

583,502, 627 0.77

1,135,911,879 1.50

5,937,948, 767 7.86

1,306, 153,430 1.73

1,235,924 ,346 1.64

12,960,512,277 17.16

— 5,328,087,739 7.06

75,513,980,590 100.00
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() ()
NORWEGIAN 330,710,000 1,211.66] 4,007,093, 766 1,203.211  3,979,159,023 1.750| 2029/9/6 | 5.27
GOVERNMENT
NORWEGIAN 296,858,000 1,221.61 3,626,474,325 1,213.65 3,602,831,901] 2.000| 2028/4/26 | 4.77
GOVERNMENT
CANADIAN GOVERNMENT] 30,271,000 11,096.67 3,359,075,987| 10,814.92]  3,273,784,766] 2.750] 2048/12/1 | 4.34]
NORWEGIAN 249,965, 000] 1,190.59  2,976,073,015 1,183.22  2,957,644,178 1.750| 2027/2/17 | 3.92]
GOVERNMENT
INORWEG I AN 225,765,000] 1,154.18  2,605,737,017 1,147.300 2,590,214,415 2.000[ 2023/5/24 | 3.43
GOVERNMENT
ITSY INFL IX N/B 18,730,000] 10,632.59]  2,099,730,198] 10,605.58  2,122,376,317] 0.125| 2022/4/15 | 2.8]]
INEW ZEALAND 26,827,000 7,664.29 2,056,099,580 7,769.700 2,084,378,356| 2.750| 2025/4/15 | 2.76]
GOVERNMENT
CANADIAN GOVERNMENT] 15,730,000 12,928.54  2,033,660,050f 12,823.13  2,017,078,412] 5.000] 2037/6/1 | 2.67|
[KOMMUNALBANKEN AS 25,000,000 6,815.84  1,703,961,542 7,068.77| 1,767,194,766] 1.250] 2030/7/2 | 2.34
US TREASURY N/B 10,635,000 16,166.82 1,719,342,212 15,500.41) 1,648,468,869 4.500] 2036/2/15 | 2.18
INORWEG I AN 138,000, 000] 1,178.14  1,625,840,224 1,170.25 1,614,955,571] 1.375 2030/8/19 | 2.14
GOVERNMENT
NEW ZEALAND INDEX 14,750, 000] 9,198.36| 1,464,934,514 10,120.87] 1,614,046,156] 2.500] 2035/9/20 | 2.14]
L INKED
NZ LOCAL GOVT FUND 18,650, 000] 7,254.39] 1,352,945,047 7,139.48  1,331,513,054 6.000] 2021/5/15 | 1.76]
JAGENC
NORWEGIAN 107,208,000 1,208.07 1,295,149,025 1,197.62 1,283,952,822] 3.000[ 2024/3/14 | 1.70Q
GOVERNMENT
JAUCKLAND COUNCIL 17,000,000 6,927.00f 1,177,590,000f 7,520.89] 1,278,552,681 2.950 2050/9/28 | 1.69
NZ LOCAL GOVT FUND 14,700,000] 8,493.42(  1,248,533,428 8,690.76 1,277,542,893 4.500| 2027/4/15 | 1.69|
JAGENC
GEORGIA ST-TXBL-SER| 11,280,000] 11,410.29] 1,287,080,825 11,181.53] 1,261,276,674f 2.850( 2033/2/1 | 1.67
B
KOMMUNALBANKEN AS 113,150, 000] 1,118.04f 1,265,068,986 1,114.42  1,260,972,843 1.500] 2022/4/19 | 1.67]
CAISSE DES DEPOTS 11,400,000 10,520.30 1,199,314,416 10,468.58  1,193,418,993] 2.000/2020/11/14| 1.58
ET CON
KOMMUNALBANKEN AS 10,364,000 11,250.13 1,165,964 ,296 11,204.51) 1,161,235,563] 2.125| 2025/4/23 | 1.54]
SWEDISH EXPORT 10,800, 000] 10,558.79(  1,140,349,714 10,517.70  1,135,911,879| 1.750( 2021/3/10 | 1.50
CREDIT
NEW ZEALAND 14,430,000] 7,274.73]  1,049,744,318 7,625.09] 1,100,300,872] 1.500] 2031/5/15 | 1.46]
GOVERNMENT
GEORGIA ST-TXBL-SER| 9,280,000 11,358.51)  1,054,070,098] 11,154.12 1,035,102,855( 2.580( 2029/2/1 | 1.37
B
ITX TRANS COMM BABS 6,480,000 15,584.14  1,009,852,583 15,409.04 998,506,077 5.517| 2039/4/1 | 1.32
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BRITISH COLUMBIA 11,500, 000f 8,677.89 997,957,326 8,674.59 997,577,930 2.550( 2027/6/18 | 1.32
PROV OF
NZ LOCAL GOVT FUND 12,600, 000f 7,872.19 991,897,054 7,831.28 986,741,762 5.500( 2023/4/15 | 1.31]
JAGENC
INEW ZEALAND 12,363, 000f 7,907.22 977,569,654 7,866.68 972,558,089 5.500f 2023/4/15 | 1.29
GOVERNMENT
GEORGIA ST-TXBL-SER| 8,500,000 11,367.50] 966,238,316 11,179.64 950,270,080 2.900f 2034/2/1 | 1.26
B
JONTARIO (PROVINCE 8,100,000 11,720.44 949,356,085 11,527.13 933,697,850 6.200( 2031/6/2 | 1.24
oF)
MA CONS LN-BABS 6,350,000] 14,795.25 939,498,477| 14,684.58 932,471,135  5.456| 2039/12/1 | 1.23
)

50.63

25.15

17.16

92.94

26/99
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10
2020 4 10 2020 10 12

13,622,221 11,379,815

1,201,578,507 1,174,957,331

6,656,946 9,480,144

1,221,857,674 1,195,817,290

1,221,857,674 1,195,817,290

5,394,981 3,132,993

87,989 3,678,544

271,187 259,925

8,134,875 7,797,078

8 2

640,944 1,224,853

14,529,984 16,093, 395

14,529,984 16,093,395

1,348,745,312 1,253,197,334

141,417,622 73,473,439

1,207,327,690 1,179,723,895

1,207,327,690 1,179,723,895

1,221,857,674 1,195,817,290
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9 10
2019 10 11 2020 4 11
2020 4 10 2020 10 12
3,748,395 73,319,721
3,748,395 73,319,721
1,041 1,556
282,066 269,361
8,461,937 8,080,664
640,958 612,063
9,386,002 8,963,644
5,637,607 64,356,077
5,637,607 64,356,077
5,637,607 64,356,077
141,882,503 141,417,622
11,497,469 6,721,099
11,497,469 6,721,099
5,394,981 3,132,993
141,417,622 73,473,439
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4 11 10 10 10 11
4 10
2020 4 11 2020 10 12
9 10
2020 4 10 2020 10 12
2015 9 29 2015 9 29
2,804,305,391 2,804,305,391
1,483,553,625 1,348,745,312
48.0 44.6
1,348,745,312 1,253,197,334
141,417,622 73,473,439
9 10
2019 10 11 2020 4 11
2020 4 10 2020 10 12
1,596,283 1,526,370
A 1,041 A 1,556
B 15,921,757 B 13,430,365
C 15,920,716 C 13,428,809
D 9,384,961 D 8,962,088
E 6,535,755 E 4,466,721
F 1,348,745,312 F 1,253,197,334
1,400,956,289 G 1,303,275,923
x / 6,292,179 H x / 4,295,086
0 I 0
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J 6,292,179 | J 4,295,086
K a 46 | K a ) 34
L a 40 | L a 25
M 5,394,981 | M 3,132,993
9 10
2019 10 11 2020 4 11
2020 4 10 2020 10 12
9 10
2020 4 10 2020 10 12
@ @
@ @
(©)) (€))
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2020 4 10 2020 10 12
228,991,025 248,118,411
44,933,435,748 39,490,946,695
17,262,860,904 19,338,281,109
11,506,561,703 13,192,509,277
37,085 -
574,809,414 -
477,096,979 552,402,717
56,706,086 25,607,699
82,006,888,920 77,587,626,346
82,006,888,920 77,587,626,346

2,256,166,984

225,006,076 238,633,045
138 50
2,481,173,198 238,633,095
2,481,173,198 238,633,095

35,830,468,588 32,798,345,828
43,695,247,134 44,550,647,423
79,525,715,722 77,348,993,251
79,525,715,722 77,348,993,251

82,006,888,920

77,587,626,346

61

12

133

60
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2019 10 11 2020 4 11
38,588,153,791 35,830,468,588
584,293,418 635,082,006
3,341,978,621 3,667,204,766
271,127,410 244,534,280
8,405,216,644 8,233,827,806
2,140,825,889 1,889,961,665
495,661,218 442,847,224
541,373,511 498,222,165
129,673,119 104,895,775
452,911,580 314,283,881
179,457,046
395,232,449 303,881,401
224,985,047 222,780,312
44,849,281
393,032,782 388,429,357
22,396,910
350,841,465 346,744,305
223,618,510 220,999,955
45,033,562
308,510,022 304,919,629
268,758,291 221,677,113
224,414,681 222,206,002
85,849,637 85,250,804
43,719,460
44,237,493 43,965,744
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680,698,316 674,179,282
488,109,406 440,093,231
1,815,172,763 1,797,417,978
85,201,234 84,389,071
597,518,389 591,828,876
213,383,895 211,352,030
925,578,839 916,361,434
213,850,460 211,606,468
4,360,762,887 4,319,284,201
387,654,543
82,629,614 81,759,371
1,103,939,046 692,228,209
44,428,844 43,995,323
1,599,901,845 781,587,217
1,323,487,109 1,310,315,041
1,278,663,138 1,266,477,305
1,223,863,073 1,211,811,800
871,268,944 862,822,290
657,145,463 650,800,499
336,858,257 333,583,188
1,436,531,421 1,422,639,274
812,095,095 804,386,322
35,830,468,588 32,798,345,828
35,830,468,588 32,798,345,828
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@
2.
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2020 10 12
2020 4 10 2020 10 12
1 2.2195 |1 2.3583
Q ) (22,195 )| ) (23,583 )
@
(2)

TSY INFL IX N/B-0.125%-22/04/15

18,730,000.00

20,323,807.32

US TREASURY N/B-2.625%-29/02/15

6,440,000.00

7,471,028.54
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US TREASURY N/B-4.5%-36/02/15 10,635,000.00 15,893,508.71]

US TREASURY N/B-3.0%-48/08/15 4,159,000.00 5,546,578.81

US TREASURY N/B-2.0%-50/02/15 6,220,000.00 6,865,325.00

46,184,000.00 56,100,248.38

(5,927,552,243)

BRITISH COLUMBIA PROV OF-2.0%- 8,400,000.00 8,688,371.16
22/10/23

GEORGIA ST-TXBL-SER B-2.58%-29/02/01 9,280,000.00 9,929,136.00

GEORGIA ST-TXBL-SER B-2.85%-33/02/01 11,280,000.00 12,097,461.60

GEORGIA ST-TXBL-SER B-2.9%-34/02/01 8,500,000.00 9,113,955.00

MA CONS LN-BABS-5.456%-39/12/01 6,350,000.00 8,858,694.50

PROVINCE OF ALBERTA-2.05%-26/08/17 3,600,000.00 3,842,237.16

TX TRANS COMM BABS-5.517%-39/04/01 6,480,000.00 9,609,386.40

UT ST-BABS-B-3.539%-25/07/01 5,000,000.00 5,458,450.00

A ST-BABS-D-5.481%-39/08/01 5,000,000.00 7,256,050.00

63,890,000.00 74,853,741.82

(7,909,046,360)

BK NEDERLANDSE GEMEENTEN-2.5%- 5,320,000.00 5,582,808.00
23/01/23

CAISSE DES DEPOTS ET CON-2.0%- 11,400,000.00 11,419,015.20
20/11/14

INTL BK RECON & DEVELOP-2.5%-24/11/25 3,040,000.00 3,302,406.11

KOMMUNALBANKEN AS-2.125%-25/04/23 10,364,000.00 11,121,266.38

LANDWIRTSCH. RENTENBANK-2.0%-25/01/13 1,300,000.00 1,385,675.72

LANDWIRTSCH. RENTENBANK-2.375%- 3,930,000.00 4,272,956.95
25/06/10

SWEDISH EXPORT CREDIT-1.75%-21/03/10 10,800,000.00 10,868,046.48

46,154,000.00 47,952,174.84

(5.066,626,793)

156,228,000.00 178,906,165.04

(18,903, 225,396)

CANADIAN GOVERNMENT-5.0%-37/06/01 15,730,000.00 25,601,518.80

CANADIAN GOVERNMENT-2.75%-48/12/01 30,271,000.00 41,513,649.40

46,001,000.00 67,115,168.20

(5,398,744,130)

BRITISH COLUMBIA PROV OF-2.55%- 11,500,000.00 12,718,655.00)
27/06/18
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BRITISH COLUMBIA PROV OF-5.7%- 5,100,000.00 6,985,623.00
29/06/18

ONTARIO (PROVINCE OF)-2.9%-28/06/02 10,500, 000.00, 11,877,495.00

ONTARIO (PROVINCE OF)-6.5%-29/03/08 5,000,000.00 7,097,800.00

ONTARIO (PROVINCE OF)-6.2%-31/06/02 8,100,000.00 11,973,501.00

PROVINCE OF ALBERTA-2.55%-27/06/01 2,834,000.00 3,104,108.54

PROVINCE OF QUEBEC-2.75%-27/09/01 2,400,000.00 2,692,536.00

PROVINCE OF QUEBEC-2.75%-28/09/01 6,000,000.00 6,761,640.00

51,434,000.00 63,211,358.54

(5,084,721,680)

CANADA HOUSING TRUST-2.65%-28/12/15 4,625,000.00 5,288,178.75

CANADA HOUSING TRUST-2.1%-29/09/15 4,910,000.00 5,422,063.90

9,535,000.00 10,710,242.65

(861,531,918)

106,970,000.00 141,036,769.39

(11,344,997,728)

UK TREASURY-4.5%-42/12/07 2,330,000.00 4,090,313.13

UK TREASURY-3.25%-44/01/22 3,150,000.00 4,770,933.30

5,480,000.00 8,861,246.43

(1,219,573,346)

NORWEGIAN GOVERNMENT-2.0%-23/05/24 225,765,000.00 236,504,234.67

NORWEGIAN GOVERNMENT-3.0%-24/03/14 107,208,000.00 117,230,875.92

NORWEGIAN GOVERNMENT-1.75%-25/03/13 69,113,000.00 73,406,092 22

NORWEGIAN GOVERNMENT-1.75%-27/02/17 249,965,000.00 270,001,544.48

NORWEGIAN GOVERNMENT-2.0%-28/04/26 296,858,000.00 328,503,062.80

NORWEGIAN GOVERNMENT-1.75%-29/09/06 330,710,000.00 362,765,720.30

NORWEGIAN GOVERNMENT-1.375%-30/08/19 138,000,000.00 147,126,630.00

NORWEGIAN T-BILL-0.0%-20/12/16 60,800,000.00 60,656,849.50

1,478,419,000.00 1,596,195,009.89
(18,436,052, 364)

KOMMUNALBANKEN AS-1.5%-22/04/19 113,150,000.00 115,087,693.75
113,150,000.00 115,087,693.75

(1,329,262,862)

1,591,569,000.00) 1,711,282,703.64

(19,765,315, 226)

NEW ZEALAND GOVERNMENT-6.0%-21/05/15 5,200,000.00 5,378,156.16
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NEW ZEALAND GOVERNMENT-5.5%-23/04/15 12,363,000.00 14,074,302.52
NEW ZEALAND GOVERNMENT-2.75%-25/04/15 26,827,000.00 30,128,625.71
NEW ZEALAND GOVERNMENT-4.5%-27/04/15 8,265,000.00 10,559,550.78
NEW ZEALAND GOVERNMENT-3.0%-29/04/20 6,568,000.00 7,996,760.68
NEW ZEALAND GOVERNMENT-1.5%-31/05/15 14,430,000.00 15,845,883.14
NEW ZEALAND GOVERNMENT-3.5%-33/04/14 5,536,000.00 7,375,198.15
NEW ZEALAND GOVERNMENT-1.75%-41/05/15 6,000,000.00 6,585,319.80
NEW ZEALAND INDEX LINKED-2.5%- 14,750,000.00 23,094,959.99
35/09/20
99,939,000.00 121,038,756.93
(8,509,024,612)
AUCKLAND COUNCIL-2.95%-50/09/28 17,000,000.00 18,632,707.20
NZ LOCAL GOVT FUND AGENC-6.0%- 18,650,000.00 19,279,510.23
21/05/15
NZ LOCAL GOVT FUND AGENC-5.5%- 12,600,000.00 14,276,290.14
23/04/15
NZ LOCAL GOVT FUND AGENC-2.25%- 8,400,000.00 8,996,027.87
24/04/15
NZ LOCAL GOVT FUND AGENC-1.5%- 10,000,000.00 10,599, 380.00)
26/04/15
NZ LOCAL GOVT FUND AGENC-4.5%- 14,700,000.00 18,465, 203.61]
27/04/15
81,350,000.00 90,249,119.05
(6,344,513,069)
HOUSING NEW ZEALAND LTD-2.183%- 6,000,000.00 6,664,868.40
30/04/24
HOUSING NEW ZEALAND LTD-1.534%- 12,000,000.00 12,187,804.80
35/09/10
INTL BK RECON & DEVELOP-3.0%-23/02/02 5,550,000 00 5,910,001.30
INTL FINANCE CORP-2.625%-23/09/07 6,500,000.00 6,956,620.45
KOMMUNALBANKEN AS-5.125%-21/05/14 12,700,000.00 13,057,979.98
KOMMUNALBANKEN AS-3.375%-23/06/07 3,719,000.00 4,029,814.30
KOMMUNALBANKEN AS-4.0%-25/08/20 7,004,000.00 8,185,261.72
KOMMUNALBANKEN AS-1.25%-30/07/02 25,000,000.00 25,402,695.00
LANDWIRTSCH. RENTENBANK-3.0%-21/05/03 2,000,000.00 2,030,099.20
80,473,000.00 84,425,145.15
(5,935,087,704)
261,762,000.00 295,713,021.13
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(20,788,625,385)

72,021,737,081

(72,021,737,081)

( D )

( 2 @)
5 31.4% 8.2%
9 41.8% 11.0%
7 26.8% 7.0%
2 47 6% 7.5%
8 44.8% 7.1%
2 7.6% 1.2%
2 100. 0% 1.7%
8 93. 3% 25.7%
1 6.7% 1.8%
9 41.0% 11.8%
6 30.5% 8.8%
9 28.5% 8.2%
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1,141,773,067

5,360,640

1,136,412,427

1,238,003,908

0.9179

75,518,631,443

4,650,853

75,513,980,590

32,817,587,146

2.3010
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17,363,045,900
230,000,000
197,012,500

31

13 5
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844 215,804

789 183,972

277 11,127

512 172,844

55 31,832

42 1,575

13 30,256

38 59
19 52
52
38 38 57
19 52
193 61 2019 2020
31
193 62 2020
2020 30
( )
60 61
(2019 31 ) (2020 3 )

3 20,680 24,591
1 19
495 603
38 14
16,867 16,912
3 618 1,412
2,408 2,371
791 1,437
2 869 1,316
42,769 48,679
1 136 182
1 137 135
274 318
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107 120
107 120
16,755 17,826
25,769 25,769
447 484
1,913 2,022
44,886 46,102
45,268 46,540
88,038 95,220
( )
60 61

(2019 31 ) (2020 31 )
354 554
6,112 5,881
7 8
71 71
5,299 5,202
734 599
3,897 3 4,289
2,382 1,439
621 4 746
2,680 2,718
210 55
172 42
16,431 15,726
1,405 1,395
629 695
2,035 2,001
18,466 17,818
17,363 17,363
5,220 5,220
5,220 5,220
47,142 55,395
47,142 55,395
833 905
68,891 77,073
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493 60
185 389
679 329
69,571 77,402
88,038 95,220
( )
60 61
2018 2019
2019 31 ) 2020 31 )
77,264 74,265
3,063 2,994
80,328 77,259
32,834 31,322
960 953
2 2
18,251 17,275
890 920
17,333 16,333
27 21
541 534
794 1,058
128 116
334 337
69 52
19 10
243 541
53,385 51,148
9,783 9,857
241 360
210 55
6,589 6,675
61 64
2,680 2,702
92 92
13 29
476 420
428 440
888 901
378 387
52 82
108 118
1,071 1,014
3,106 3,229
16,401 16,573
10,540 9,538
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37 99
1,865 4,881

1
142 223
21 1
58 5
48 145
2,176 5,357
286 185
0
78 1
24 12
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12,328 14,695
218 164
218 164
176 19
21
0 0

180
357 41
12,189 14,818
3,741 3,307
375 45
3,366 3,353
8,823 11,465

60 2018 2019 31

( )
17,363 5,220 5,220 39,959 39,959 786 61,756
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1,640 1,640 1,640

8,823 8,823 8,823

47 47
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17,363 5,220 5,220 47,142 47,142 833 68,891
408 346 754 62,511
1,640
8,823
47
85 160 75 75
85 160 75 7,060
493 185 679 69,571

61 2019 2020 31
( )

17,363 5,220 5,220 47,142 47,142 833 68,891

3,212 3,212 3,212

11,465 11,465 11,465

71 71

8,252 8,252 71 8,181

17,363 5,220 5,220 55,395 55,395 905 77,073
493 185 679 69,571
3,212
11,465
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Nikko Asset Management Europe Ltd Nikko Asset Management Europe Ltd
468 365
60 61
2018 2019
2019 31 2020 31
1,831 4,849
54
75
60 2018 2019 31
197,012,500 197,012,500
1,301,700 64,000 1,365,700
)
( )
2009 D 1,494,900 323,400 | 1,171,500
2009 > 108,900 33,000 75,900
2011 o 2,686,200 630,300 | 2,055,900
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2016
3,618,000 3,618,000
(€Y)
2016 @ 3,877,000 66,000 | 3,811,000
2017 O 4,422,000 66,000 | 4,356,000
11,785,000 | 4,422,000 | 1,118,700 | 15,088,300
() 2017 L
2009 (1)1,171,500 2009 (2)75,900 2011
(1)2,055,900 2016 (1)1,206,000
2016 (1)2,412,000 2016 @ 2017
(€))
(@)
( ) )
2018 31 1,640 8.38 | 2018 31 2018 23
)
( ) (@)
2019 28 3,212 16.42 | 2019 31 | 2019 24
61 2019 2020 31
197,012,500 197,012,500
1,365,700 88,800 1,454,500
)
( )
2009
1,171,500 1,171,500
(€))
2009
75,900 75,900
(@)
2011 O 2,055,900 871,200 | 1,184,700
2016 O 3,618,000 2,272,000 | 1,346,000
2016 > 3,811,000 1,417,000 | 2,394,000
2017 o 4,356,000 1,417,000 | 2,939,000
15,088,300 7,224,600 | 7,863,700
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