EDINETOOOO
000000000000 0O0O0OO(EL2441)
Ooooooooooooooooooad

2021 2 12
19 ( 2020 5 19 2020 11 17 )

03-3516-1432

1/107



EDINETOOOO
000000000000 0O0O0OO(EL2441)
Ooooooooooooooooooad

300

2/107



EDINETOOOO
O00O0000000000000O0(E12441)
Ooodooodooodboooononod

12

https://www.toushin.or.jp/

3/107



o

MMF

MRF

ETF...

4/107

MMF

MMF

12

EDINETOOOO
000000000000 0O0O0OO(EL2441)
Ooooooooooooooooooad

4)
MMF
MRF
480 12 1
32 26 9 4



10

N

12

225
TOPIX

5/107

12

EDINETOOOO
000000000000 0O0O0OO(EL2441)
Ooooooooooooooooooad



EDINETOOOO
000000000000 0O0O0OO(EL2441)
Ooooooooooooooooooad

6/107



EDINETOOOO
O00O0000000000000O0(E12441)
Oooooooooooobooooonoad

D o7V RDSE

1 LITOHREEFEEIFNDHREEEU T, RENICKE O /BT
(DR(FREEEL) ZZHF 7. ) BLU DN ED LA EHSHE
miciRELET .

o ¥ ERIEH 7/ NF (EEERBIERFWH)
<BHEH>IPELA-Pyb-IRIAVNMEA ST
(R ERETIGIMABERERYY — D7 /F (@BENSEFEA) | DREEM St
JPEWH oA IRARAVRRZ—T A A T
eBETER—IT—TJFr /R

(==

JPEWAY-PYMTRIAVMEREH

JPEILH-PybIRIAVNER £HHE. 17995 OBIRLIR200FL FOES
EEITAHFENOSRYT —E2ASHTHIIPTILH - FI—A-FUE-HAIT—
® TFTOREERER)P.ENLH- PRy IZTAVFDBFRRTY .

(2020411 B B{E)

JPEIWH A IRARA I T R=T A A T

JPEIH A IRARA I RAZ=T A A IR EREE = 2—3—7) 13,
JPEIWHY- Py IRIAVMNCHAERL. 198428 ICKBICS L TRIISN:

HHSHTT. (2020411 B IB{)
BIPELH APy I2IANE, PELH A FI—2-FoE0s "= P ROMESH O
BEEEE A0 TS UETY,

DR (FREEAESF) &3

BELUATHIARTSH ORI ERAS BB TORTEHOKAERTE
EICHEEL. ZORBLELTHELATRITTNZAHEVLLET .

71107



EDINETOOOO
O00O0000000000000O0(E12441)
Oooooooooooobooooonoad

2 BRICHE-OTIR. FELT AREORNEKFL DPHSERS
. BB Z BICINRE R - HFEO_LENHE NI RN ZRTE
LET.

scpERIBIEB[GIVEEREH Y —J7 /R (BEREEERSH) | OEHEDOH
BBEFEFE (VP EIAY A IRARA IR R =T AU oA 2 T) HipI|\BUTUICE
HIDHEHH T HRMELNET

[GIMKERR#H Y U — T 72/ F (EERRREARYMA) | OM—h 72 UFBRT0OER

[ *aonzs )
Fad N
v - U EESICEN TSN TIERE
k!ul.:lj
[ itd - Jn et L £ § J - ~
EREFLICEDIGH
v - (IHRWE, MEDE, /1T —s80ORa0
kﬁﬁﬁb.ﬂ&
[ eewsss :
EEENC LS9
v - FEEFLICEUBHI N EREEEROE
L L FF U2 ER L. 8BF
[ e e - g ] =

sR— 72U TARTO AR EUICESES Y BUET.

3 KEREHT 7V FF (BEEMAREREH) OBALERISEHET
BTLEBFELET,

4 | 2EEANSREZICOVTIE. FRIELTBBAYIETUER A

HEWE. HREEFICI - TR LEDLSGHASTEEVEBSHFBIET.

O BT

SESA17HBLUN1A17HENENAEHOBSREFEER) [CRARZETL. FRIEU
T LUTOACEIE NESERETVET.

o ZEXN RN OEHE RS Z3HENEFEOESF TR FlRESd
FT.)BOLBELET REHESHIESZ NI BEYR— I —DJ7 /PO
SFNROSS RBESTEMECRRT ESEIFRBEZTDOLELET,.

o HECE L. EREH N HECOIHER. EE{IEKEFEMELCRELVET .

# DR ESN ) BOBS P EEMIFXEICI TR NEIEETOBRLIESFBIET.
#REOH/EEODITHVBIUZOEHICOVTHRIETZLOTRBIFE A,

8/107



EDINETOOOO
000000000000 0O0O0OO(EL2441)
Ooooooooooooooooooad

2011 5 31
|
PR TP TR
f b i f k! Fa g i ~
¥ | wa i e
. | KERBATPIKF ol DFTTDRE | 500
% | aae et (BB IR RW ) - < o ch| B,
RN e |ASRRARER) | mx
T | it 5 ) J
o | s | | > 2 : :
° |mmaw| | L we B [ g |
=4 e BFETR—TH—TrUK - | EnEw
il o=
__J ) W | ) | =i | &
]
<ZrzF> <#HRER>
[ | XEph RS —T HEREBRO 7 FF
(EEAMEEREER)
| 1
<MBAER> SRRA&L>
JPEALHY T b TRDALE
BETR— - TH—D7 UK T msan
<BlaH> BRERERY <BREaH>
B=Fty hTRT A RS EBUF JERBRTHRART
<BEEBRRH>

ERERERSHEOREBLFIZETLIEN

<WFEEH>

BEIAI—FFZ
ERETHRISH

9/107



EDINETOOOO

000000000000 0O0O0OO(EL2441)
Ooooodoooddoodonoodd

2020 11

10

1964 10 6

1987 6 27 4 5,000

1990 6 30 10

2008 4 1

9 9 253,400 45.68

1 17 6 174,801 31.51
1 5 5 40,150 7.24
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2037 12 31 x 2.1
2014 1 1 2037 12 31 20.315 15 0.315 5
2038 1 1 20 15 5
2037 12 31 x 2.1
2014 1 1 2037 12 31 15.315 15 0.315
2038 1 1 15 15
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2020 11 30
3
2,214,782,780 97.57
5,025,281 0.22
— 50,207,637 2.21
2,270,015,698 100.00
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331,598,836 76.09
- 104,221,899 23.91
435,820,735 100.00]
782,525,803] 2.7498 2,151,789,453] 2.8303 2,214,782,780 97.57|
4,940,794 1.0172 5,025,775 1.0171 5,025,281 0.22
97.57
0.22
97.79
160,000,000 100.72] 161,167,160] 100.72 161,167,160 1.2 2021 6| 36.98]
30
100,000,000 100.04] 100,040,800 100.04 100,040, 800] 0.11] 2021 2| 22.95
12
70,000,000 100.55) 70,390,876 100.55 70,390,876 1.3 2021 4 16.15
30
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76.09
76.09
() .

1 (2011 11 17 ) 2,797,215,473 2,797,215,473 0.8393 0.8393
2 (2012 5 17 ) 738,135,265 738,135,265 0.9216 0.9216
3 (2012 11 19 ) 480,206,855 480,206,855 0.9444 0.9444
4 (2013 5 17 ) 451,772,285 471,389,673 1.3818 1.4418
5 (2013 11 18 ) 5,408,767,935 5,589,304,045 1.4980 1.5480
6 (2014 5 19 ) 7,712,701,354 7,925,813,112 1.4476 1.4876
7 (2014 11 17 ) 2,532,849,244 2,621,948,905 1.7056 1.7656
8 (2015 5 18 ) 2,158,698,463 2,231,109,974 1.7887 1.8487
9 (2015 11 17 ) 1,607,914,211 1,665,585,846 1.6728 1.7328
10 (2016 5 17 ) 1,258,764,738 1,295,404,528 1.3742 1.4142
11 (2016 11 17 ) 1,116,238,645 1,144,983,423 1.5533 1.5933
12 (2017 5 17 ) 1,653,437,652 1,705,369,904 1.5919 1.6419
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13 (2017 11 17 ) 1,645,664,572 1,686,291,739 1.6203 1.6603

14 (2018 5 17 ) 1,625,673,917 1,695,034,975 1.6406 1.7106

15 (2018 11 19 ) 1,516,786,457 1,566,838,315 1.5152 1.5652

16 (2019 5 17 ) 1,247,099,950 1,282,079,680 1.4261 1.4661

17 (2019 11 18 ) 1,223,380,509 1,257,565,923 1.4315 1.4715

18 (2020 5 18 ) 1,428,064,345 1,440,793,646 1.1219 1.1319

19 (2020 11 17 ) 2,215,315,358 2,288,911,091 1.5051 1.5551

2019 11 1,287,337,937 — 1.4666 —

12 1,473,082,584 — 1.4950 —

2020 1 1,677,713,493 — 1.4570 —

2 1,690,927,952 — 1.3386 —

3 1,360,461,299 — 1.0616 —

4 1,546,556,517 — 1.2278 —

5 1,646,541,351 — 1.2591 —

6 1,805,970,594 — 1.2545 —

7 1,860,124,923 — 1.2891 —

8 2,016,038,050 — 1.3873 —

9 1,931,210,768 — 1.3252 —

10 2,015,473,344 — 1.3694 —

11 2,270,015,698 — 1.5472 —

1

1 2011 5 31 2011 11 17 0.0000
2 2011 11 18 2012 5 17 0.0000
3 2012 5 18 2012 11 19 0.0000
4 2012 11 20 2013 5 17 0.0600
5 2013 5 18 2013 11 18 0.0500
6 2013 11 19 2014 5 19 0.0400
7 2014 5 20 2014 11 17 0.0600
8 2014 11 18 2015 5 18 0.0600
9 2015 5 19 2015 11 17 0.0600
10 2015 11 18 2016 5 17 0.0400
11 2016 5 18 2016 11 17 0.0400
12 2016 11 18 2017 5 17 0.0500
13 2017 5 18 2017 11 17 0.0400
14 2017 11 18 2018 5 17 0.0700
15 2018 5 18 2018 11 19 0.0500
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16 2018 11 20 2019 5 17 0.0400

17 2019 5 18 2019 11 18 0.0400

18 2019 11 19 2020 5 18 0.0100

19 2020 5 19 2020 11 17 0.0500

1 2011 5 31 2011 11 17 16.1
2 2011 11 18 2012 5 17 9.8
3 2012 5 18 2012 11 19 2.5
4 2012 11 20 2013 5 17 52.7
5 2013 5 18 2013 11 18 12.0
6 2013 11 19 2014 5 19 0.7
7 2014 5 20 2014 11 17 22.0
8 2014 11 18 2015 5 18 8.4
9 2015 5 19 2015 11 17 3.1
10 2015 11 18 2016 5 17 15.5
11 2016 5 18 2016 11 17 15.9
12 2016 11 18 2017 5 17 5.7
13 2017 5 18 2017 11 17 4.3
14 2017 11 18 2018 5 17 5.6
15 2018 5 18 2018 11 19 4.6
16 2018 11 20 2019 5 17 3.2
17 2019 5 18 2019 11 18 3.2
18 2019 11 19 2020 5 18 20.9
19 2020 5 19 2020 11 17 38.6

2

1 3,464,740,000] 132,060,000
2 196,157,247 2,727,911,267
3 68,010,407 360,460,000
4 99,137,125 280,657,039
5 4,312,368,884 1,028,603,150
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6 5,336,443,538 3,619,371,777
7 587,402,449 4,430,202,060
8 910,146,340, 1,188,282,173
9 101,344,319 347,008,912
10 278,400,521 323,599,698
11 144,174,591 341,549,871
12 648,054,888 328,029,317
13 362,832,034 385,797,894
14 372,276,029 397,082,952
15 554,457,121 544,292,206
16 234,687,067 361,230,972
17 152,477,153 172,335,061
18 561,976,209 143,681,451
19 294,196,934 95,212,393
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0120-048-214
9

https://www.okasan-am. jp
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0120-048-214
9

https://www.okasan-am. jp

5

2011 5 31

2021 5 17

11 17 11 18 5 17
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18 19

(2020 5 18 ) (2020 11 17 )
734,380 5,089,921
136,973,085 139,129,086
1,306,570,756 2,151,789,453
5,027,751 5,025,775
1,449,305,972 2,301,034,235
1,449,305,972 2,301,034,235
12,729,301 73,595,733
14,383 1,035,168
284,071 370,656
8,116,210 10,590,038
177 118
97,485 127,164
21,241,627 85,718,877
21,241,627 85,718,877
~ 1,272,930,122 ~ 1,471,914,663
155,134,223 743,400,695
- 103,016,153
1,428,064,345 2,215,315,358
~ 1,428,064,345 ~ 2,215,315,358
1,449,305,972 2,301,034,235
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18 19

2019 11 19 5 19

2020 5 18 2020 11 17
498 189
397,842,753 610,216,721
397,842,255 610,216,910
16,536 17,688
284,071 370,656
8,116,210 10,590,038
99,431 128,450
8,516,248 11,106,832
406,358,503 599,110,078
406,358,503 599,110,078
406,358,503 599,110,078
17,071,424 19,070,528
368,745,145 155,134,223
251,781,552 95,914,417
251,781,552 95,914,417
63,376,094 14,091,762
63,376,094 14,091,762
=1 12,729,301 =1 73,595,733
155,134,223 743,400,695
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19
2020 5 19
2020 11 17
1.
2.
3.
2020 5 19 2020 11 17
18 19
2020 5 18 2020 11 17
1. 1.
1,272,930,122 1,471,914,663
2. 1 2. 1
1 1.1219 1 1.5051
(10,000 11,219 ) (10,000 15,051 )
18 19
2019 11 19 2020 5 19
2020 5 18 2020 11 17
*1. *1.
A 0 A 0
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18 19
2019 11 19 2020 5 19
2020 5 18 2020 11 17
B 0 B 176,611,886
C 277,293,909 C 640,384,542
D 0 D 0
E=A+B+C+D 277,293,909 E=A+B+C+D 816,996,428
F 1,272,930,122 F 1,471,914,663
10,000 G=E/F*10,000 2,178 10,000 G=E/F*10,000 5,550
10,000 H 100 10,000 H 500
1=F*H/10,000 12,729,301 1=F*H/10,000 73,595,733
18 19
2019 11 19 2020 5 19
2020 5 18 2020 11 17
4
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18 19
2019 11 19 2020 5 19
2020 5 18 2020 11 17
18 19
2020 5 18 2020 11 17

2019
2020

18
11 19
5 18

19
2020 5 19
2020 11 17

45/107



EDINETOOOO
000000000000 0O0O0OO(EL2441)
Ooooooooooooooooooad

19
2020 5 19
2020 11 17
18 19
2020 5 18 2020 11 17
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1,580,710 4,509,802
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410,671,642 331,711,208
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530,081,421 434,330,160

530,081,421 434,330,160

100,151,000 -

151 82

226 199

100,151,377 281

100,151,377 281
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1.
2.
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3,038,349,846 4,000,252,747
29,999,999
3,068,349,845 4,000,252,747
3,068,349,845 4,000,252,747
29,999,999
544,702 588,046
11,983,326 12,936,944
363,074 391,964
42,891,101 13,916,954
42,891,101 13,916,954
1,469,077,255 1,514,059,484
1,556,381,489 2,472,276,309
205,785,600 311,945,366
3,025,458,744 3,986,335,793
3,025,458,744 3,986,335,793
3,068,349,845 4,000,252,747
18 19
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663,925,244

879,793,981
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544,702 588,046
11,983,326 12,936,944
363,074 391,964
12,891,102 13,916,954

676,816,346

865,877,027

676,816,346

865,877,027

676,816,346

865,877,027

16,949,845

2,122,239,176

439,769,448

439,769,448

345,760,634

345,760,634

23,421,554

1,556,381,489

190,532,553

190,532,553

117,093,206

117,093,206

1,556,381,489

2,472,276,309
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2020
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11

35

18

18
(2020 11 )
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(2020 11 10 )

1,417,535,885
281,730,568
230,189,198

1,469,077,255
154,467,458
109,485,229

1,469,077,255

1,514,059,484

2.0594
(20,594 )

2.6329
(26,329 )
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0.5

6,871,083 19,795,486

1,775,053,399
198,914,517
1,980,838,999
1,469,077,255
13,483.55

100,688,012

2,160,330,943
191,461,868
2,472,276,309
1,514,059,484
16,328.79
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134,622,953 119,560,815
1,156,053 14,460,057
2,933,236,204 3,909,169,711
2,419,870 42,851,647
1,355,967 2,132,234
3,072,791,047 4,088,174,464
3,072,791,047 4,088,174,464
66,232
4,402,484 87,910,999
29,999,999
34,468,715 87,910,999
34,468,715 87,910,999
1,380,691,560 1,417,021,873
1,657,630,772 2,583,241,592
3,038,322,332 4,000,263,465
3,038,322,332 4,000,263,465
3,072,791,047 4,088,174,464
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1,337,774,945 1,380,691,560
264,413,080 144,452,044
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1,380,691,560 1,417,021,873
1,380,691,560 1,417,021,873
2.2006 2.8230
) (22,006 ) (28,230 )
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497,518,012 666,612,998
497,518,012 666,612,998
(2020 11 ) (2020 11 10 )
1 1
) ) ) ) (D) (D) ) )
12,000,000 12,066,232 66,232
12,000,000 12,066,232 66,232
2020 11 10
ALDER BIOPHARMACEUTICALS CVR 5,250 0.88 4,620.00
KRONOS BIO INC 4,550 29.37 133,633.50
ARCH RESOURCES INC 825 30.79 25,401.75
BERRY CORPORATION 3,650 3.14 11,461.00
CHAMPIONX CORPORATION 1,500 10.43 15,645.00
CNX RESOURCES CORPORATION 2,850 8.85 25,222.50
CVR ENERGY INC 375 13.69 5,133.75
DELEK US HOLDINGS INC 2,550 13.85 35,317.50
DIAMOND S SHIPPING INC 1,750 6.33 11,077.50
DORIAN LPG LIMITED 88 8.90 783.20
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GREEN PLAINS INC 1,325 16.23 21,504.75
MAGNOLIA OIL & GAS CORPORATION-A 9,650 4.99 48,153.50
MATRIX SERVICE COMPANY 10,850 8.54 92,659.00
NEXTIER OILFIELD SOLUTIONS INC 27,125 2.43 65,913.75
OVINTIV INC 3,500 11.21 39,235.00
PDC ENERGY INC 4,525 13.69 61,947.25
PEABODY ENERGY CORPORATION 275 1.08 297.00
RANGE RESOURCES CORPORATION 1,425 6.43 9,162.75
RENEWABLE ENERGY GROUP INC 2,250 57.83 130,117.50
REX AMERICAN RESOURCES CORPORATION 1,100 83.48 91,828.00
W&T OFFSHORE INC 10,775 1.69 18,209.75
ALCOA CORPORATION 1,850 15.73 29,100.50
ALLEGHENY TECHNOLOGIES INC 200 11.63 2,326.00
ARCONIC CORP 925 26.22 24,253.50
AVIENT CORPORATION 4,625 34.76 160,765.00
BOISE CASCADE COMPANY 4,300 39.85 171,355.00
CENTURY ALUMINUM COMPANY 950 7.76 7,372.00
CLEARWATER PAPER CORP 300 31.92 9,576.00
COMMERCIAL METALS COMPANY 5,375 20.21 108,628.75
DOMTAR CORPORATION 2,400 26.78 64,272.00
FUTUREFUEL CORPORATION 5,875 12.38 72,732.50
GRAPHIC PACKAGING HOLDING COMPANY 2,568 14.51 37,261.68
INGEVITY CORPORATION 1,100 68.73 75,603.00
KAISER ALUMINUM CORPORATION 450 70.87 31,891.50
KOPPERS HOLDINGS INC 3,131 24.52 76,772.12
KRATON CORP 525 26.48 13,902.00
LOUISIANA PACIFIC CORPORATION 5,150 28.81 148,371.50
MINERALS TECHNOLOGIES INC 2,060 60.78 125,206.80
MYERS INDUSTRIES INC 2,400 15.98 38,352.00
NEENAH PAPER INC 850 42.57 36,184.50
P_H. GLATFELTER CO 1,975 13.44 26,544.00
PACTIV EVERGREEN INC 700 13.81 9,667.00
PQ GROUP HOLDINGS INC 2,000 12.61 25,220.00
SUMMIT MATERIALS INC-CL A 1,100 17.73 19,503.00
SUNCOKE ENERGY INC 10,819 3.59 38,840.21
TRINSEO SA 2,325 37.93 88,187.25
TRONOX HOLDINGS PLC-A 4,875 11.70 57,037.50
US CONCRETE INC 525 35.91 18,852.75
VERSO CORPORATION-A 5,450 8.86 48,287.00
WARRIOR MET COAL INC 5,800 17.93 103,994.00
WORTHINGTON INDUSTRIES INC 3,325 51.11 169,940.75
AAR CORP 4,200 23.63 99,246.00
ADVANCED DRAINAGE SYSTEMS INC 550 62.03 34,116.50
ALBANY INTERNATIONAL CORP-CL A 200 59.47 11,894.00
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ALTRA INDUSTRIAL MOTION CORP 3,500 51.22 179,270.00
APPLIED INDUSTRIAL TECHNOLOGIES INC 1,950 69.69 135,895.50
ARCOSA INC 2,650 50.69 134,328.50
ARGAN INC 6,300 43.78 275,814.00
ASTEC INDUSTRIES INC 3,250 54.50 177,125.00
ASTRONICS CORPORATION 1,800 8.50 15,300.00
BLOOM ENERGY CORPOPATION-A 275 15.53 4,270.75
BMC STOCK HOLDINGS INC 2,825 41.85 118,226.25
BUILDERS FIRSTSOURCE INC 8,425 32.21 271,369.25
COMFORT SYSTEMS USA INC 2,550 48.42 123,471.00
CORNERSTONE BUILDING BRANDS INC 3,975 8.02 31,879.50
DOUGLAS DYNAMICS INC 2,350 37.96 89,206.00
DXP ENTERPRISES INC 2,625 21.54 56,542.50
EMCOR GROUP INC 5,075 77.64 394,023.00
ENPRO INDUSTRIES INC 1,250 67.47 84,337.50
KADANT INC 825 123.02 101,491.50
LB FOSTER COMPANY-A 525 14.45 7,586.25
LSI INDUSTRIES INC 1,650 7.32 12,078.00
MASONITE INTERNATIONAL CORPORATION 1,650 78.41 129,376.50
MASTEC INC 4,500 55.15 248,175.00
MAXAR TECHNOLOGIES INC 6,800 21.67 147,356.00
MERITOR INC 3,925 27.09 106,328.25
MOOG INC-CLASS A 700 71.99 50,393.00
MRC GLOBAL INC 7,975 5.15 41,071.25
MYR GROUP INC/DELAWARE 2,475 45.90 113,602.50
NOW INC 25,325 5.43 137,514.75
POWELL INDUSTRIES INC 2,925 26.43 77,307.75
PRIMORIS SERVICES CORPORATION 300 22.06 6,618.00
QUANEX BUILDING PRODUCTS CORPORATION 2,875 19.84 57,040.00
REXNORD CORPORATION 525 36.87 19,356.75
TUTOR PERINI CORPORATION 12,600 13.37 168,462.00
UFP INDUSTRIES INC 700 52.41 36,687.00
VERITIV CORPORATION 1,575 20.85 32,838.75
WABASH NATIONAL CORPORATION 25,000 16.49 412,250.00
ABM INDUSTRIES INCORPORATED 3,850 39.82 153,307.00
ACCO BRANDS CORPORATION 19,850 6.68 132,598.00
BARRETT BUSINESS SERVICES INC 2,100 69.92 146,832.00
DELUXE CORPORATION 2,525 24.86 62,771.50
ENNIS INC 6,750 16.73 112,927.50
GP STRATEGIES CORPORATION 4,000 10.91 43,640.00
HEIDRICK & STRUGGLES INTERNATIONAL INC 525 25.47 13,371.75
HERITAGE-CRYSTAL CLEAN INC 400 21.58 8,632.00
HERMAN MILLER INC 5,125 35.50 181,937.50
HNI CORPORATION 4,375 36.93 161,568.75
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HURON CONSULTING GROUP INC 4,075 41.85 170,538.75
INSPERITY INC 600 92.11 55,266.00
KELLY SERVICES INC-A 4,800 20.72 99,456.00
KFORCE INC 3,250 40.08 130,260.00
KORN FERRY 2,225 35.95 79,988.75
QUAD GRAPHICS INC 9,275 2.29 21,239.75
SP PLUS CORPORATION 100 25.15 2,515.00
STEELCASE INC-CL A 4,500 12.41 55,845.00
THE BRINK"S COMPANY 950 53.61 50,929.50
TRUEBLUE INC 12,550 17.61 221,005.50
ALLEGIANT TRAVEL COMPANY 300 153.15 45,945.00
ARCBEST CORP 6,725 35.37 237,863.25
ECHO GLOBAL LOGISTICS INC 3,950 29.28 115,656.00
HUB GROUP INC-CL A 1,450 49.97 72,456.50
SCHNEIDER NATIONAL INC-CL B 1,400 21.89 30,646.00
ADIENT PLC 1,275 26.55 33,851.25
COOPER TIRE & RUBBER COMPANY 1,125 37.86 42,592.50
GENTHERM INCORPORATED 3,775 49.81 188,032.75
DECKERS OUTDOOR CORPORATION 775 254.76 197,439.00
FOSSIL GROUP INC 2,325 6.44 14,973.00
G-111 APPAREL GROUP LTD 10,975 16.81 184,489.75
HAMILTON BEACH BRANDS HOLDING COMPANY-A 975 20.36 19,851.00
HOOKER FURNITURE CORPORATION 1,350 28.81 38,893.50
KB HOME 7,600 30.39 230,964.00
LAKELAND INDUSTRIES INC 4,350 19.04 82,824.00
MERITAGE HOMES CORPORATION 525 83.52 43,848.00
PURPLE INNOVATION INC 2,625 27.28 71,610.00
SONOS INC 420 15.22 6,392.40
TRI POINTE GROUP INC 25,825 16.16 417,332.00
AMERICAN PUBLIC EDUCATION INC 5,500 29.99 164,945.00
BLOOMIN®™ BRANDS INC 11,925 16.28 194,139.00
BOYD GAMING CORPORATION 3,300 34.09 112,497.00
BRINKER INTERNATIONAL INC 2,975 50.07 148,958.25
CAESARS ENTERTAINMENT INC 3,825 63.08 241,281.00
HOUGHTON MIFFLIN HARCOURT COMPANY 30,750 2.81 86,407.50
K12 INC 3,450 21.60 74,520.00
MARRIOTT VACATIONS WORLDWIDE CORPORATION 1,270 126.02 160,045.40
PENN NATIONAL GAMING INC 900 62.84 56,556.00
AMC NETWORKS INC-A 5,425 24.97 135,462.25
CARS COM INC 7,975 8.85 70,578.75
CINEMARK HOLDINGS INC 27,475 13.08 359,373.00
COMSCORE INC 11,275 2.02 22,775.50
EROS STX GLOBAL CORP 2,900 2.29 6,641.00
HEMISPHERE MEDIA GROUP INC 7,750 10.57 81,917.50
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IHEARTMEDIA INC-CLASS A 8,700 10.21 88,827.00
NATIONAL CINEMEDIA INC 19,050 2.99 56,959.50
SINCLAIR BROADCAST GROUP INC-A 8,525 20.51 174,847.75
WIDEOPENWEST INC 9,975 6.15 61,346.25
YELP INC 6,475 28.55 184,861.25
BED BATH & BEYOND INC 4,225 18.64 78,754.00
BIG LOTS INC 2,650 44 .96 119,144.00
CORE-MARK HOLDING COMPANY INC 7,625 32.51 247,888.75
DILLARDS INC-CL A 1,975 52.01 102,719.75
GROUP 1 AUTOMOTIVE INC 500 116.45 58,225.00
GROUPON INC 545 24.82 13,526.90
GUESS? INC 4,200 14.24 59,808.00
HAVERTY FURNITURE COMPANIES INC 1,800 25.68 46,224.00
HIBBETT SPORTS INC 4,925 37.65 185,426.25
LITHIA MOTORS INC-CL A 200 258.83 51,766.00
MARINEMAX INC 1,000 27.73 27,730.00
MURPHY USA INC 1,250 130.43 163,037.50
RENT-A-CENTER INC 1,350 30.49 41,161.50
SLEEP NUMBER CORPORATION 2,925 61.61 180,209.25
SONIC AUTOMOTIVE INC-CLASS A 2,725 40.59 110,607.75
STAMPS.COM INC 375 190.52 71,445.00
THE ODP CORPORATION 6,482 24.49 158,744.18
WINMARK CORPORATION 250 169.18 42,295.00
ZUMIEZ INC 5,575 35.12 195,794.00
SPARTANNASH COMPANY 6,925 17.90 123,957.50
THE ANDERSONS INC 200 19.95 3,990.00
B&G FOODS INC 2,875 26.76 76,935.00
DARLING INGREDIENTS INC 10,650 46.60 496,290.00
FARMER BROS CO 3,200 4.26 13,632.00
FRESH DEL MONTE PRODUCE INC 2,000 21.97 43,940.00
JOHN B SANFILIPPO & SON INC 1,125 74.86 84,217.50
SENECA FOODS CORPORATION-CL A 1,975 37.65 74,358.75
CENTRAL GARDEN & PET COMPANY-A 1,350 35.12 47,412.00
EDGEWELL PERSONAL CARE COMPANY 1,075 30.55 32,841.25
HERBALIFE NUTRITION LTD 1,475 44.39 65,475.25
MEDIFAST INC 325 160.10 52,032.50
USANA HEALTH SCIENCES INC 600 74.12 44,472.00
ACCURAY INCORPORATED 25,800 3.09 79,722.00
ALLSCRIPTS HEALTHCARE SOLUTIONS INC 11,400 11.75 133,950.00
AMERICAN RENAL ASSOCIATES HOLDINGS INC 200 11.50 2,300.00
ANGIODYNAMICS INC 6,575 11.95 78,571.25
BROOKDALE SENIOR LIVING INC 38,025 3.90 148,297.50
COMMUNITY HEALTH SYSTEMS INC 26,275 9.79 257,232.25
COMPUTER PROGRAMS AND SYSTEMS INC 1,600 28.51 45,616.00
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CROSS COUNTRY HEALTHCARE INC 22,395 8.01 179,383.95
CUTERA INC 3,600 21.06 75,816.00
EVOLENT HEALTH INC-A 11,700 12.59 147,303.00
HEALTHEQUITY INC 900 64.06 57,654.00
INTEGER HOLDINGS CORPORATION 2,925 65.99 193,020.75
INVACARE CORPORATION 10,975 7.87 86,373.25
LIVANOVA PLC 2,075 53.76 111,552.00
MAGELLAN HEALTH INC 3,325 77.96 259,217.00
MEDNAX INC 5,275 18.43 97,218.25
NATUS MEDICAL INCORPORATED 5,675 20.63 117,075.25
NUVASIVE INC 2,425 47.36 114,848.00
ORTHOFIX MEDICAL INC 1,975 37.21 73,489.75
OUTSET MEDICAL INC 650 49.04 31,876.00
OWENS & MINOR INC 13,321 22.50 299,722.50
PATTERSON COMPANIES INC 6,400 29.26 187,264.00
SEASPINE HOLDINGS CORPORATION 7,650 14.80 113,220.00
SIENTRA INC 8,150 4.75 38,712.50
TENET HEALTHCARE CORPORATION 6,050 32.18 194,689.00
THE PROVIDENCE SERVICE CORPORATION 150 130.02 19,503.00
TIVITY HEALTH INC 8,100 14.43 116,883.00
TRIPLE-S MANAGEMENT CORPORATION-B 3,675 22.93 84,267.75
VAREX IMAGING CORPORATION 8,075 15.07 121,690.25
ACADIA PHARMACEUTICALS INC 3,675 50.03 183,860.25
ADAPTIVE BIOTECHNOLOGIES CORPORATION 1,275 48.08 61,302.00
AKEBIA THERAPEUTICS INC 50,125 2.45 122,806.25
ALECTOR INC 875 12.01 10,508.75
AMAG PHARMACEUTICALS INC 550 13.71 7,540.50
AMICUS THERAPEUTICS INC 8,275 21.16 175,099.00
AMNEAL PHARMACEUTICALS INC 17,775 4.19 74,477.25
ARENA PHARMACEUTICALS INC 2,468 87.42 215,752.56
ARVINAS INC 100 23.47 2,347.00
ATARA BIOTHERAPEUTICS INC 5,825 14.40 83,880.00
ATHENEX INC 5,575 12.17 67,847.75
BERKELEY LIGHTS INC 1,375 87.73 120,628.75
BIOHAVEN PHARMACEUTICAL HOLDING COMPANY 2,400 81.21 194,904.00
BLACK DIAMOND THERAPEUTICS INC 2,000 32.06 64,120.00
BLUEBIRD BIO INC 500 46.46 23,230.00
BRIDGEBIO PHARMA INC 1,725 40.35 69,603.75
CLOVIS ONCOLOGY INC 7,500 4.17 31,275.00
CYTOMX THERAPEUTICS INC 2,825 6.84 19,323.00
DICERNA PHARMACEUTICALS INC 4,550 22.03 100,236.50
EAGLE PHARMACEUTICALS INC 1,375 48.90 67,237.50
EIGER BIOPHARMACEUTICALS INC 6,000 9.41 56,460.00
EMERGENT BIOSOLUTIONS INC 425 89.69 38,118.25
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ENDO INTERNATIONAL PUBLIC LIMITED COMPAN 41,075 4.56 187,302.00
ESPERION THERAPEUTICS INC 775 27.75 21,510.12
FLEXION THERAPEUTICS INC 7,675 12.55 96,321.25
GLOBAL BLOOD THERAPEUTICS INC 1,875 38.34 71,896.87
GRITSTONE ONCOLOGY INC 1,000 2.62 2,620.00
HARPOON THERAPEUTICS INC 3,175 15.63 49,625.25
HOMOLOGY MEDICINES INC 1,625 9.87 16,038.75
HORIZON THERAPEUTICS PLC 2,725 71.32 194,347.00
INTERCEPT PHARMACEUTICALS INC 3,200 34.84 111,488.00
LA JOLLA PHARMACEUTICAL COMPANY 2,450 4.32 10,584.00
LANNETT COMPANY INC 19,216 5.94 114,143.04
LIGAND PHARMACEUTICALS INCORPORATED 750 81.77 61,327.50
LOGICBIO THERAPEUTICS INC 10,475 5.70 59,707.50
LUMINEX CORPORATION 3,250 22.26 72,345.00
LYRA THERAPEUTICS INC 6,900 10.77 74,313.00
MARINUS PHARMACEUTICALS INC 6,212 13.71 85,166.52
MEDPACE HOLDINGS INC 1,075 117.98 126,828.50
MERSANA THERAPEUTICS INC 6,463 22.92 148,131.96
MYOKARDIA INC 450 224.41 100,984.50
MYRIAD GENETICS INC 4,325 17.00 73,525.00
PERSONALIS INC 1,600 25.21 40,336.00
PRESTIGE CONSUMER HEALTHCARE INC 750 34.10 25,575.00
PROTAGONIST THERAPEUTICS INC 6,100 21.52 131,272.00
PUMA BIOTECHNOLOGY INC 7,500 8.39 62,925.00
REATA PHARMACEUTICALS INC-A 1,225 174 .66 213,958.50
REGENXBIO INC 2,650 33.00 87,450.00
REVOLUTION MEDICINES INC 1,025 34.48 35,342.00
SAREPTA THERAPEUTICS INC 725 125.56 91,031.00
SERES THERAPEUTICS INC 4,825 33.24 160,383.00
SOLID BIOSCIENCES INC 2,475 3.16 7,821.00
SUTRO BIOPHARMA INC 1,000 17.05 17,050.00
TCR2 THERAPEUTICS INC 2,050 24.15 49,507.50
TG THERAPEUTICS INC 4,800 28.88 138,624.00
UROGEN PHARMA LTD 3,350 24.89 83,381.50
VANDA PHARMACEUTICALS INC 13,375 12.07 161,436.25
VIELA BIO INC 2,125 36.75 78,093.75
VOYAGER THERAPEUTICS INC 4,350 11.20 48,720.00
VYNE THERAPEUTICS INC 1,775 1.73 3,070.75
WAVE LIFE SCIENCES LTD 9,350 7.48 69,938.00
XENCOR INC 3,075 39.16 120,417.00
Y-MABS THERAPEUTICS INC 325 47.87 15,557.75
1ST SOURCE CORPORATION 1,467 36.76 53,926.92
ATLANTIC UNION BANKSHARES CORPORATION 1,134 29.63 33,600.42
BANCFIRST CORPORATION 3,700 52.09 192,733.00
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BANCORPSOUTH BANK 5,150 26.64 137,196.00
BANKFINANCIAL CORPORATION 925 7.96 7,363.00
BANNER CORPORATION 3,825 42.70 163,327.50
BROOKLINE BANCORP INC 4,950 11.45 56,677.50
CADENCE BANCORPORATION 6,275 13.55 85,026.25
CAPITOL FEDERAL FINANCIAL INC 425 11.96 5,083.00
CATHAY GENERAL BANCORP 1,600 27.02 43,232.00
CENTRAL PACIFIC FINANCIAL CORP 5,600 15.71 87,976.00
CENTRAL VALLEY COMMUNITY BANCORP 175 13.50 2,362.50
CIT GROUP INC 3,300 35.18 116,094.00
COLUMBIA BANKING SYSTEM INC 4,750 33.19 157,652.50
CVB FINANCIAL CORP 7,725 20.53 158,594.25
ENTERPRISE FINANCIAL SERVICES CORP 1,075 33.59 36,109.25
EQUITY BANCSHARES INC-CL A 2,000 19.02 38,040.00
ESSENT GROUP LTD 4,175 44.13 184,242.75
FIRST COMMONWEALTH FINANCIAL CORPORATION 8,825 9.93 87,632.25
FIRST COMMUNITY BANKSHARES INC 175 21.34 3,734.50
FIRST HAWATTIAN INC 1,375 21.58 29,672.50
FIRST HORIZON NATIONAL CORPORATION 3,088 12.03 37,148.64
FLUSHING FINANCIAL CORPORATION 2,325 13.25 30,806.25
GREAT WESTERN BANCORP INC 3,375 16.19 54,641.25
HOMETRUST BANCSHARES INC 2,525 18.18 45,904.50
HOPE BANCORP INC 7,635 9.24 70,547.40
INDEPENDENT BANK CORPORATION-MICH 2,500 16.27 40,675.00
INVESTORS BANCORP INC 5,950 9.11 54,204.50
MERIDIAN BANCORP INC 12,150 13.54 164,511.00
MGIC INVESTMENT CORPORATION 8,650 11.06 95,669.00
NATIONAL BANK HOLDINGS CORPORATION-CL A 204 33.61 6,856.44
NMI HOLDINGS INC-CLASS A 1,175 22.97 26,989.75
NORTHFIELD BANCORP INC 10,450 11.11 116,099.50
OLD NATIONAL BANCORP OF INDIANA 8,850 15.63 138,325.50
PACWEST BANCORP 1,450 24.02 34,829.00
PENNYMAC FINANCIAL SERVICES INC 5,200 51.60 268,320.00
PEOPLE"S UNITED FINANCIAL INC 2,526 12.77 32,257.02
PREMIER FINANCIAL CORP 475 20.54 9,756.50
RADIAN GROUP INC 7,725 18.24 140,904.00
TRUSTMARK CORPORATION 11,450 25.81 295,524.50
UMB FINANCIAL CORPORATION 1,250 67.59 84,487.50
UNITED BANKSHARES INC 1,525 29.30 44,682.50
WASHINGTON FEDERAL INC 9,875 23.09 228,013.75
WEBSTER FINANCIAL CORPORATION 1,100 38.02 41,822.00
WEST BANCORPORATION 925 18.49 17,103.25
WESTAMERICA BANCORPORATION 3,925 57.15 224,313.75
BLUCORA INC 5,575 12.70 70,802.50
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COWEN INC 3,300 22.29 73,557.00
CREDIT ACCEPTANCE CORPORATION 225 317.10 71,347.50
DONNELLEY FINANCIAL SOLUTIONS INC 2,725 14.03 38,231.75
EZCORP INC-CL A 2,250 5.10 11,475.00
FIRSTCASH INC 1,175 61.95 72,791.25
FOCUS FINANCIAL PARTNERS INC-A 2,575 38.07 98,030.25
GREEN DOT CORPORATION-CLASS A 1,075 54.37 58,447.75
HOULIHAN LOKEY INC 2,150 63.07 135,600.50
NAVIENT CORPORATION 14,050 10.02 140,781.00
NELNET INC-CL A 375 66.42 24,907.50
PIPER SANDLER COS 525 88.36 46,389.00
REGIONAL MANAGEMENT CORP 925 26.51 24,521.75
STIFEL FINANCIAL CORP 2,475 68.06 168,448.50
VIRTUS INVESTMENT PARTNERS INC 500 173.25 86,625.00
AMBAC FINANCIAL GROUP INC 775 14.53 11,260.75
AMERICAN EQUITY INVESTMENT LIFE HOLDING 1,675 26.20 43,885.00
ARGO GROUP INTERNATIONAL HOLDINGS LTD 1,075 39.29 42,236.75
CNO FINANCIAL GROUP INC 8,950 20.40 182,580.00
FIRST AMERICAN FINANCIAL CORPORATION 800 46.31 37,048.00
HERITAGE INSURANCE HOLDINGS INC 525 9.44 4,956.00
MBIA INC 1,325 6.53 8,652.25
PRIMERICA INC 525 127.85 67,121.25
PROSIGHT GLOBAL INC 925 11.70 10,822.50
STEWART INFORMATION SERVICES CORPORATION 900 41.05 36,945.00
REALOGY HOLDINGS CORP 3,675 10.56 38,808.00
ACI WORLDWIDE INC 4,905 34.12 167,358.60
ASANA INC-CL A 2,200 22.95 50,490.00
ASURE SOFTWARE INC 7,375 7.20 53,100.00
AVAYA HOLDINGS CORP 18,200 17.70 322,140.00
CACI INTERNATIONAL INC-CL A 550 234.24 128,832.00
COMMVAULT SYSTEMS INC 3,600 45.16 162,576.00
CORNERSTONE ONDEMAND INC 4,900 42.49 208,201.00
CSG SYSTEMS INTERNATIONAL INC 525 42.41 22,265.25
EGAIN CORPORATION 3,281 16.52 54,202.12
ENVESTNET INC 225 78.14 17,581.50
EURONET WORLDWIDE INC 250 119.42 29,855.00
EVO PAYMENTS INC-CLASS A 6,025 27.01 162,735.25
JFROG LTD 650 60.15 39,097.50
KBR INC 1,775 26.12 46,363.00
MICROSTRATEGY INCORPORATED-CL A 275 185.00 50,876.37
NIC INC 1,825 23.35 42,613.75
PERFICIENT INC 6,100 44 .33 270,413.00
PERSPECTA INC 12,450 22.42 279,129.00
PROOFPOINT INC 475 99.70 47,357.50

68/107



EDINETOOOO
000000000000 0O0O0OO(EL2441)
ooooodooodnoooooodd

QUALYS INC 1,625 91.55 148,768.75
SECUREWORKS CORP-A 5,300 11.20 59,360.00
SVMK  INC 1,925 20.50 39,462.50
SYKES ENTERPRISES INCORPORATED 3,400 39.12 133,008.00
SYNCHRONOSS TECHNOLOGIES INC 40,925 2.98 121,956.50
TELENAV INC 3,800 4.73 17,974.00
XPERI HOLDING CORPORATION 1,477 13.93 20,574.61
ADTRAN INC 3,075 11.77 36,192.75
AVID TECHNOLOGY INC 6,025 10.43 62,840.75
BEL FUSE INC-CL B 8,930 13.42 119,840.60
BENCHMARK ELECTRONICS INC 7,125 23.59 168,078.75
DIEBOLD NIXDORF INCORPORATED 1,100 7.95 8,745.00
EXTREME NETWORKS INC 22,350 4.70 105,045.00
FABRINET 2,025 67.28 136,242.00
INSIGHT ENTERPRISES INC 500 67.39 33,695.00
KIMBALL ELECTRONICS INC 1,450 13.98 20,271.00
KVH INDUSTRIES INC 1,175 9.21 10,821.75
0SI1 SYSTEMS INC 1,225 84.49 103,500.25
PCTEL INC 2,325 5.16 11,997.00
PLANTRONICS INC 2,038 20.81 42,410.78
SANMINA CORPORATION 4,175 28.71 119,864.25
SCANSOURCE INC 9,675 24.44 236,457.00
TTM TECHNOLOGIES INC 7,125 12.42 88,492.50
CONSOLIDATED COMMUNICATIONS HOLDINGS INC 26,974 5.08 137,027.92
GOGO INC 14,601 8.25 120,458.25
ALLETE INC 200 57.87 11,574.00
AMERICAN STATES WATER COMPANY 2,250 75.31 169,447.50
ATLANTIC POWER CORPORATION 70,250 1.98 139,095.00
BLACK HILLS CORPORATION 700 60.71 42,497.00
CLEARWAY ENERGY INC-A 2,300 27.61 63,503.00
CLEARWAY ENERGY INC-C 450 29.30 13,185.00
IDACORP INC 375 93.11 34,916.25
NEW JERSEY RESOURCES CORPORATION 1,000 33.34 33,340.00
NORTHWEST NATURAL HOLDING COMPANY 710 46.97 33,348.70
ONE GAS INC 1,575 73.50 115,762.50
PNM RESOURCES INC 1,675 48.81 81,756.75
PORTLAND GENERAL ELECTRIC COMPANY 3,550 42.64 151,372.00
SOUTHWEST GAS HOLDINGS INC 1,125 71.00 79,875.00
SPARK ENERGY INC-CLASS A 5,775 8.98 51,859.50
AMKOR TECHNOLOGY INC 17,175 12.82 220,183.50
CIRRUS LOGIC INC 975 75.84 73,944 .00
COHU INC 3,425 23.44 80,282.00
MACOM TECHNOLOGY SOLUTIONS HOLDINGS INC 1,248 42 .47 53,002.56
MAXEON SOLAR TECHNOLOGIES LTD 1,546 16.82 26,003.72
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NEOPHOTONICS CORPORATION 16,975 8.04 136,479.00
RAMBUS INC 17,950 15.05 270,147.50
SMART GLOBAL HOLDINGS INC 2,300 30.56 70,288.00
SUNPOWER CORPORATION 8,025 19.26 154,561.50
SYNAPTICS INCORPORATED 1,700 79.78 135,626.00
VEECO INSTRUMENTS INC 5,475 14.80 81,030.00
412 37,155,875.98
(3,909,169,711)
97.7% 100.0%
3,909,169,711
(3,909,169,711)
EMERGENT CAPITAL INC WRT 212.00
1 212.00
)
) %
()
)
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