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Series SUE-2LCT, MM A S UED 4, 315, boo 4, 165, 434 e sheiane
1510024 St Frime Aot [memer Mtes
Prodectial Froecial, b, 70 LESE Tgt, Sees 0B ¥, MES  USD L, €39, B0 1,613, 234 s
B UED 150, 00 158, 574 [ K] (5
Qarva, [n. 5. 56 15/07/2026 USD 1, &0, 0 L5905 Setede tm!ﬂm Lige Truzt,
Quicken Loans LIG, 1444 5. 758 Sarle BOE-0 D, ML L PSR UED 3 500, 000 3,535, B8 0 bE
LS/ HES UED 530, o el B8 ol o
ﬁ;‘“‘ﬁ""m WSS e 150, 100 L4 LW nmﬂ nu::f;t: G BT yen gm0 45L% 007
Wﬂ.;. Inc. 4. BSE OL/OAS204  UED L, 70, b 1, Tl, B8 00d  Scilwsherger Beldings Corp., 1444 =D % 130, 00 0,342, 44 0
Ruin 11 Carbon LLT, 1444 7. 25% 198 10N
UED m, big W, L A
01/ 2 ScientaFie Cows bbemtimal, b, U0 4785, 000 SHLE OOT
EBS Glabal, Imc., 1444 4. BT5K 5 1S ' e
UED 30, 0 &9, 5 (1]
15/1/ 2085 Satts NiracleGra Cn, (Tar) 4. 5% UsD L 280, (00 L0 88 002
Remlogy Ceoup LLC, 1444 4.370R 18/18/202 ! e
UED 1, 50, 000 1,435, 3 [ N
[l T Sealod Air Corp., 1444 5.115% Hen L 340, 000 1. 166, 561 L
Rebiitio 5 ol gy, e, 1006, 58 P ' Ao
UED 3,11, 00 3, 366, 1R [ X3 N
15750 Sealed Al Corp., 1444 558 LED 1,229, 000 1 935 &5 LIz
Brfmitin[G hlimes, e, B3, 258 HED 2. 10 10, 4 o 15/09,/2025 ! B
15120 ! Sesmel Crelit Bidk Temsfer Thisg,
Regets of e ity of Cal iformaa I, PO, Seies BAM WD DOGR USD 5043, I, W5 (]
Kedical Conter Boolel 6. 85 UsD 115, b0 182, 50 R
L= ] Smsata Tehoelogies, Do, 1444
Togicen! aagrarot. Essusoes Bust, £ 1186 1503/ v LeLmn Laas el
?;ﬁgrﬁ‘l i, W 1an LED 0, mon FaE, W0 ol ﬂiﬂsﬂ;l.:.ihrlm Bl kings F, UsD 50,000 350, 6B ol
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Siaclair Tolwision Grogy be., W Sprint Doital Cop, EEW ISV USD 434,000 wLe ool
5. 58 OLbRD @ 40, W0 WLEE RO i gl G P ISNMME USD l3MR.00 L0862 OE
Sinelair Tolmizion Crmg, e, Wi Sprist Corp. TTR 1S90 USD L2800 L4204 002
5. 58 sty U LRI WAL M oo LIEBISOWDH USD 43000 4,020,480 008
Siries Wado, loc, AR - gnmr g FOROR LESEISWMS U LW SMEES 00
LS5/ ' ' Gprist Gorp. TREROLOYIA  USD  DRSELOOD  4DOLE0 049
Sirses D Ludio, lac., 1AAS. 1196 SprintCorp. 7. 215/0/02L  USD 110,300 usas o
15842025 HE ot W0 AT B ooy Fow, Dne., L88A 5. 6258 T T
Siries M laki, ., RS TT8 Loom Lanms  eg LS00 ' W
IS o ' SPKFLOR, Dnc., LWAS.B1S8 o) 170,00 14,005 600
Siriue YiRadio, Inc., L4455 15/08/20%6 : :
USD L0500 10L& L7 .

BB/ TIET T Tndeobgio, oo, WSS (o oo Lo
Siroes I Radie, Dac., J4AA 558 Hen 1234, 10 2 ¢ 4 ™ o ! !
oL/ A - 556, TR Tet, O, S RN e e e
S Flags Btartsmct ., W | Umonn Leesst o T LS ina ' By
3 L S e TR Test, PN, Series WL 2178, 00 LT e BN
Sis Flags Entertaiomnt Corp., 144k W, D 19T 25 ' i,
5.8 B VD ABSD0 LIS ROT op R Series VBN s swnm wnes
Safi Consmmer Loan FrograsLIC, W, M L3 ya ' '
Serie W5 'F, MALSE U 10, 00 00,33 000 SR Trst, P, Series WE-ER

USD  IRT000  LLMLEE LD
1513 W, 255 2
Sof1 Conssmer Loan Progras LIS, Ranhed Inketries, be, ML EY
SerieMU15 'C, HA4EE U 100, o wol ol s v 149,300 LT L
ptg i Saohod Inkestries, be, M08

s 130,000 L3 oW
Sofi Coxnmer Loat Progras Trust, 15,0a e ! !
Series 081 B, 148168 USD 30, 100 BLEY 000 el bdotries I, 4 4TH

U &I BEELSS LIS
wh RN Pl el
St Connumer Lo Progras Trust, Saples, loe., WATSINGRE  USD SIS0 TU9TmE 02
Teies 081 T, MG1SB USD 0, 100 TR 000 gl be, MODNEISWHY  USD  4MS,000  20LEL OB
P Sarwod tortgage Rsideetial Tugt,
Salera LUC, 1464 10, SBOLA/00  USD 121, 00 123,666 000 PR SeieGHDCL W, WL USD 4000000 4066, 007
Sonic Cipital LLL, Serees 200H1 "', L2 e
1 3 M S WD RMLA SBLEE RAD oo Casims LLC, 144 56 T T
Sonie Capital LIC, Series 39014 w0/ M ' 48,
I e g g VD SHLAT  Snes  mms gt e - o e am
Spectran Brands, [oe., 1444 5% 150 e ' '
/18 L AT K TRIW RO o) Dymaeies, Dne. 4 158 - - .
Sorisglaf Finaee Goep. 6,188 - S - :
151851020 ' ' Stzvctared djtable Bate bortgagy
m;ﬁ Flakse Gy, S.808 e - - E' Ma:'ﬁmr&” S W USD ELG6 20888 O
Sariagleaf Finaace Cocp. 5373 Srwiturd Azzet Bortgage
15/0/25 b %0, BB RN wers D Tmst FM, Sz USD ST GALEL AL
Sringluaf Finaee Cacp. 11285 TR AL 10ES IS
(51533 v BUSO0 - BISHE BAV oo arerials LC, 184451205 - - s am
rgled Rpdng Tnst, Sein T AR ' '
DIER X, W LAE S La960  LahEM A teials LG ML vED LW LI A
Springleaf fwim Toust, Jemes e %0, 000 mLEs L 18 a
B, LB Y Sunoca LP 4. 875K 15/00/2083  USD 24, (00 23,127 []1/]
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Sunceo LP 5 5% 15/02/188  USD 103, 00 105,144 B0 ThohilelSh ke 53S0 USD &0, 100 BL4BE DI
Sunoco LP B% L5/04/202T  USD 5, [0 WLEL ROl Tebh OB, b EVTONNES  USD 516, 000 sanosL oo
Sunoco LP 5. BT9K 1S/00/2028  USD 12,000 LSS B0 FRbilelS, be 631500 USD LRL040,000 13,7505 B3
Tallgrass Enesgy Partoess LF, LWL o TRl I, Be 4 BOARAEE  USD L, L35, 000 LS Bk
58 = uw b “ Thckile 5, e 4. 7R OLHDES  USD IL348, 000 12,014,374 03
Tallgrsss Eomeey Partoes (2, WAL o 5,00 LEl e TerskMortmo G Lid, 5T,
:- 3 0 _— Series A M, M4 I%E USD 0,000 55,556 @l
args Lisources Partaers 17, BT
Usp 2,505, 0 2,400, 552 [}
518 0L/03/20% Triseles keto Senz itisation Truzt,
;m‘;}f;““wmﬂ 1D W, 10 w05 m SrieBW T, WALE U LEOOD  LTBS ML L3
[Tk
Targs Lesources Partaurs 17 4. 295 .
5L UED 18, bbd - X ] E;lmim Ime., 1444 5.2% UsD 420,000 wLez L
:m’;“‘ Parmers [P S 28 ey, 108, 10 0L¥0 000 Trew, Do, H66BINOUTES  USD Lae 0 LIBLUE o
Tarp Bemurc Parios 19§31 WES BMEHE 5, S OLIL0/RIGE  USD LM E7 5ELUWE LW
e 1) @, 000 19,366 DO MBS LADSTD 4. 5K O0LA03INS0 USD BESO,NEE UM EM LIS
e Rasmress Putass 1P 6.5 WES UM055 29K ILIUR/ZISD  USD 4N, DEB6R4 MO4GR4Z T
5 UED L, 548, 000 156785 D03 WES WMOTEZ.SEOLOTIIISD  USD LS AS0TM LS ZOL3E W
Terga Fosomwess Fartoars 1F % WS SDEMO 25K OLAOT/EISD  USD  BESSD, OO0 O4R5EE L14
15/ U= 1, @, 0o AR BB Gaited Ml oldings, e Bl 188, 800 wE B
Taga Bemuroes Pariers [P 6815 OLfie/a2e ' '
1) LUOOW L DESH BB g el Rl
}wﬁm e e Kirioe s, b A8 yep 297,000 196,58 00
L L, .,
f. 1158 0L S vso 1. 00 HEWL WO g ey cadit Secitiaticn Tru,
TEM, Ior., WALAESE BNYNER  USD 1, 580, 0 1,462, 503 nor G U, 1 UsD 5, |1 B, %28 [§1]
TEWR, [t |4ASKIS/W/IN9 LD LA5,000 L4555 OB s
Trewt Bial here Gorpe, 1044 4 25 Witi Groun LF, REIT, 1444 6
oree 1) 4, 000 CEU T Y R UsD 70,00 LA EE DO
TlTL:;‘I:hrﬂum WAHE Lo e smae gy bitGee R ENLMGSHOD  USD 24, 000 nEs LW
o ' . 15 Ao Fumding LLE, Series 201314
\ UsD £, 516 oS 0sr 0
Trst Bealtbears Cop., WA 638 o w000 pwWnei  nis F . LS s
DA 5 Tressmry Eil| 86 0808000 USD BLWOD, 0D B3,000, 7 L
e e G MASEE gep ww o omsEs  en Mmoo hme@E g g Lusm
et e eheice Cep U yep B4, 100 4,57 0Ol (54 Gowerssion Partoms LPROTE - cms nm
emant G, 5 BN OVRSIDES LD 2%, W WL RO gl I 4SS/ USD 3, 000 XTI
;muwmq'“'*““f W e &, o 0,55 000 Telocity Gamercial Cpital Lom
; Az i L, 4 Tngt, M, Serie MIBE ¥, W USD LHE,E LTBLTET IS
,f‘“m'*;m', raking UsD 124, 000 5,85 00 A0 EWIe
T. e ostiaeC, 30 Veloity Gomercial Capatal Lom
o S usp B4, D00 R 1) 009 Tngt, FRY Seres@0-1 AL, W USD 33,966 231,42 o
MG E), I, WAL ) 3,W500 LBL14 LM !Lu_u Commmictices, e, 4068
15042025 ¥ =5 1L R, B UED 1, 140, 090 1,380,835 662
Ttiobi Lo UG8, Inc., 1468 3.75% /108
pr P UsD 2,100, D0 LEETE RM yypordutowhile Beerivailes Trugt,
v Srig M1 T, WALMS USD Luo Wm0 L0GEE B
TRdileB), oo, ALERR yey  pmnow 2MAT® OB g

15/14/ 2030
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Feows Secarutisation Trust, 7, Sarues Test Lake Aot ]e Ercevablles
BT MR, LS vz 5,089,512 U056 W15 Tnok SeiedIMA Y, MUARE  USD 000,000 L0ILSE 003
-] p § « 15402
¥iacos(BS, Inc., FRN 5. B7 st iy Aobile Bl
iimzrzusr R v &6, BLOL O RB o wicaeu ¥, MWE USD 2000 LMAAL 02
1 £ s
sl 5, e, vEp 2,100 WM ap VI
a/n2fanst et sk dotomosile Brca bl
VICI Seogertiee L7, BRI, MOASE o &5, 0 MO0 Do Tnet SerieEBM R Maed  USD 250,000 40L43 00
Ll ' ' WA
YICT Propect i 1, RETT, DeA4.2% LED € 20, bl 5, 10, 51 ooz ethke Armohile Ererivbles
Eg‘fm b Ty, SerisE-W F, WASE  USD 500,000 5,ME4 00§
MGE:M B WLIE ey, LES U0 L4 0D SR
i P e Pezt Lakr Adtonobile Erorrebdes
Progertiaz 7, BETT, 1 HED 2, 57, 000 3,500,766 0B84 Tnok SwieMIBM Y, MUEME  USD L, 170, 000 1140, %7 b
58S
m*‘" (P 00, WAAEE gy GBSO 4 4TEE 07 Ml demohils st
i Tngt, St B ¥ MMAE  USD 4 850, 000 31,20 0
Vigralpmations Co. UL, HAL5 B
oy UsD @S, Wo O LW m R
¥istra fo. L35, 1444 Nertgg
i s USB LU0 2650 OO Ry SeiodMZ U, MAME USD  ES00 4308 A0
Yigtra fperstina Co. 11E, 1444 55 IS0W S
UED TN MBI LM g
W % m"‘“ L T LSS, 00 LEGES o0
ey Al e e MWL g #,85% 600 L0 g
A, LA LSS0 Rndstrom dvice UG, 1ML (e, 268,000 62000 6o
WEOffshors, lne, 14T o0 - sy g SIS
w1/ ' ' M b uizition Corp., IS5 e 385,000 09,750 00l
Wabuch Fakiona] Cory., 164558 - T ' '
oL/ ' L BivwiseEere G, MRS o AN LA M
bl et Pugt Reugh Tnst, e,y &, 4% PRI T R ' s
S OEH 2E LW ' ' Folverine EsceowLLE, 1444 0%
Mk B T, o e e A UsD 595,00 430015 007
SeriesMOFT IH L9 1AM ' ' ¥dan Dustinations, Ioc. 5.8 - TR
g iy s S 48,415 2 am " I
MR 144, L4, i
I . gy B 3T g Lmsm LSmme aw
S — fyen Las Vogas LG, 1444 5. 56
Tnest, FRL, Series 001 T, W4 USD L0 00 L@ L mym;’ LEy AMnI0 555080 DO
5 0% L0y
folls P Comereial etgsee :T‘;;ﬁﬁ%‘;m WL WA yer gm0 sotesms au
Tret, Swie MU T, WAW USD LUDDN LT BB g e
15008 uLmr;:-:—: v e 1113 435,000 428087 Ao
Bl Fp oo Rt TOlogistics, lac., 1ML, TS
Tt L S BUCES ¥, WL UED ausm0 50w ne R UsD 3,805,000 4195160 .07
il P! Brinds, Inc., 1WA & 758
Festern Digital Corp. 4. 755 LD 132,10 DELIE LM I.S.l"l;llfmﬂ ! UED 5 247, 000 5,287,461 003
g ' o R
Pt Le Autoaohale Ercemables 4 568, 805, 18 ——
Trgt, Series WE-3 T, UG USD L4000 5 3n5M o0 WEEH AN W

IRFI/Z0EN
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a&d &
[Pk i ;] BEEL) B0 & ; C0 Ly ] B ER) B
[ %aai et
TANE TAUD
Fhiting Fetrolsim Carp. 1.2 Claires Holdings uso f L0 oo
ki Bl Lo .00 bl e ICI Intemational, Inc.” USD 1, 56 33, 024 (1]
LR Ao J64 Q0
R 1.0 BEn L
B FFk
TANE TAUD
Fern Yirginia Corp. U=D 4 3l 0L iHear tComemnications, Inc.
5 T usp 1,25 oE0 oD
BEEH 581 [} bER Qo
T OORANEECHE 2 h A REE LR B DS EEH S
FIMHE 8 b ok U AT AR A A I e EOESEAMES & & O e
—— lrnnye Qe
RS
Eﬂﬂﬂﬂ#ﬂﬁlﬁ#ﬁ&ﬁﬁmmﬂﬂﬂ
#
FoH=n s WITsE @ aht-2-w ko EBoEER
ACRG, FEN O% 22/12/2021° USD 0, o 05000 DOl MEREEE R F—A - UCITS
BLi oo ArELT s
oz Globed High Yiell Bond Fund
Sl T - N il Bigh Tl Bed 1 bl - USDY W6E010  BT0ER WS L4S
B Sotnder 5, i 5, Series ] ik
om0 U0 RPAEE LEAM 0B men g il o o
?mm 5, Seies 1 D 1,808,620 LELES ﬁ;:a-_];][liaql. Yiell Flig Bnd 1 USD 5, 26 1,356, 107 oL
T A GLUE  00] [Pl [Ligidity LW Bed -
— e Bl ettt B 792, 5 EREER O T
FAUH .M M6 16
SAOF Jmiper 1 UL, Seris 36 X', BERER = &— 4 - WCITSEH 90 W TEE 1R
16l 5.6 15 vso 20, too whwe RO gisemmantasy bERAEORERESEAN WL W 16
Tz Femazal Sewioes 2 (L5, LEEEESSH P
TE, Sri B W, WALHE  USD 1, 600, 00 LEnee  nE W BTG 110
e ) IDHORE~ (AR YN _W_W
U Tomss 2 [igmr, Serioa 21 W', sEES & . 1M
I .70 S v ubWs LA e
200 0E Ol _ .
o — e ¢ HEEN RS OETCL YL EEETRESL TV
#e —— { AmMERAOTFLE
5
TAUS
Claire' & Stores, Inc. N UED 3 5 15 [ 8}
T
ERitiEsH N
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A oD, 327 e 464, BOG DE/DT/2020  Barclays 16, BES -
AT 3, 445, 529 e 2, 289, 154 DE/DT 2020 BWP Faribas T, B33 -
D 120, 397, 625 wspr BD, LES, 358 DESOT/E020  Citibank 2,537,788 0. 04
AL BLl, 273 s 400, 329 DESOT/Z020  Torento-fominicn Bak 1%, BES -
ALD 581, 1BD UeD BTL, 11T 05/0B/2020 Parelays 2, BES =
ALD ET1, T40 e 4, 208 DS/0B/2020  BNWP Faribas 1, BBS -
AD 130, 441, T12 e 25, 332, T4E 0S/0B/20E0  RBC 282, 150 0,01
CHF 1B, 559 wsp 1%, 334 DESOT/2020  BWF Paribas 252 -
CHF 21,821 ] 22, 887 DE/OT/2020 Goldman Sachs 211 -
{HF 2, DD, 226 el 2. 124, %54 DEOT/2020  Merrill Lynch 23, 4BT =
{HF 4, 389 0] 4, 568 DESOT/Z0Z0  Standard Charterad &T -
oF 16, 214 s L8, 763 DE/DT/2020  State Street 312 -
CHF 199, 202 usD 209, 465 05/0B/20Z0  BWF Paribas 458 -
CHF 2, 108, 619 o] 2, 218, 410 0S/0B/2020  Goldsan Sachs 4,125 —
i 2, 568, OTZ el 360, 556 DESDOT/Z020  BWP Faribas 2. 5l4 -
o 43, 000 [0 5,592 0E/OT/2020  Citibank BT -
i BB, T33 s 9, 637 DESOT/2020  Goldman Sachs B2 -
i) 22, TED ] 3,177 DB/OT /2020  Standard Chartersd 43 -
o 8, 085, 283 wan 1, 130, B12 LE/OT/2020  State Street 13, D4l =
o 13, TOT, 644 0] 1, 933, B52 0S/DE/Z0Z0  State Strest B4S -
HE 1, 993, 219 s 2, 18T, 060 DESOT/2020  Barclays &7, 217 -
EIR B9, 926, 332 s 544, SEO, TED DESOT/Z020  Citibank 4, 616, EBS n.ce
ElR 3TL, TS, TOR weD &13, 418, 05T LE/OT 2020 HERC 3, 256, 189 0. 06
ELR TSR, 622 0] B4Z, T2T DESOT/Z020  Merrill Lynch T, B42 -
EUR 1, BZ3, TET 0] 2, 004, TH DE/DOT/Z020  Standard Chartered 38, SED -
IR L, 113,376 uso 1, 235, 005 DE/DT/2020  State Street 13,021 -
ElR 226, 0%, 934 WD 254, 324, 285 0S/0B/2020  Citibank 208,278 -
ER 226, W05, 933 UED 254, 375, 338 0S/0B/2020  Goldman Sachs 154,223 -
ER 465, T2T WED 526, 732 0S/DEYZ0Z0  State Street 171 -
GEF 181,47% wso 221, 025 OESOT/20200  Citibank 2,245 =
GEFP T, 4B sk w0, T3 DESOT/Z020  State Street BEYG -
GEF B0, 056 1] 58, 321 DE/OT/2020  Tarento-Doninien Bask 170 -
GEF 26, 124, TIT usp a2, 04T, 138 05/0B/Z020  RBC 95,77 -
JFY 142, 265, BST WD 1, 3L, 439 DE/DOT/2020  BWP Faribas 5 Ted -
hizg 20, BT, THL s 151, 445 LESOT/2020  RBE 2,384 -
IFr B, 621, B92, DE4 0] B, D45, 2T0 DS/DB/2020  State Street 56, BFE -
=G 3,341, T2R ] 2, 373, 88D DE/OT/2020  BWP Paribas 15, 0% —
e L, 173 738 wsD B4, 430 PESOT/Z020  Citibank 355 -
GD B, 416, TES 0] 4, 543, T12 DE/OT/2020  Goldsan Sachs 52,268 =
56D 266, 439, 205 use 190, 18T, 435 DE/OT/2020  Merrill Lyach 2,080, 319 b. 04
=6 L, 580, 068 UED 1, 115, 546 DESOT/2020  Tareato-Dominisa Bask 16, 1B2 -
e 295, 405, 388 wsp L1, 457, 567 05/0B/2020  Goldman Sachs 132, DET -
1] 51,736 AlD TS, 495 0S/DB/Z0Z0  BWP Faribas O -
=D &, 072 I 28, T DEOT/2020 Goldsan Sachs 1 =
=] 95,793 EIR BS, 459 DL/OT/2020  Citibank T -
=D 1, T26, T4T ElE 1,534, 564 0B/OT/2020  Barclays B 554 -
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{li=1] 161, 316 EIR 141, 503 DESOT/2020 BN Paribas 2,700 -
=D L, 593, 153 EIR 1, 399, 412 DB/DT/2020  Goldman Sachs 24, 45T -
=D 230, 497, 925 EIR 205, 529, 597 DE/OT/2020  Werrill Lynch 111, 820 -
=D 1,619 EIR 1, 438 DE/DT/2020  Standard Chartersd T -
=D B0, 356 EIR 554, 583 DESOT/2020  State Strest B, 254 -
=D 2, 262, 135 EIR 2, 13, B0 DS/DB/2020  Goldman Sachs 3124 -
=D 2, 454, 341 EIR 2,171, 572 05/0B/2020  State Strest 17,955 -
=D 122, 658 GEP %9, 533 DL/DT/2020  Citibank 248 -
=D 96, 1BT GEP 76, TT% DB/OT/2020  Barclays 1, 72T -
=D 10, 575 GEP 8, 417 DE/OT/2020  Citibank 220 -
=D 101, 414 GEP B, 198 DE/DT/2020  State Street ] -
ji121] 223, BED JEY 24, 022, W04 DESDT/2020 BN Paribas 75T -
s LT%, 430 JFY 19, 310, 728 DS/DB/2020  Barclays ] -
=D 520, 873 560 726, 093 O1/07/2020  Goldman Sachs B33 -
=D B, 444 60 919, 150 DE/DT/2020  BWP Faribas 10g =
=D T2%, 351 560 1, 003, 298 DEAOT/2020  Goldean Sachs 4, TiE -
U= 473, D62 560 BED, 296 DS/DB/2020  Goldman Sachs 112 =

EERBESEERIESH - BF 14,023 377 023
i) 1, 054, 223 usp T, 1% DE/OT 2020  Barclays 16, D30 -
AU 3, 295, 258 usn 2, 30, 500 DB/OT/2020  BWP Paribas {37, 163) -
] 438, 606 usp 305, D46 DE/DT/2020  Citibank (3, 70 -
AU L, B84, B4l UsDp 1, 1E5, TS0 DB/DT 2020 RBC B, 404) -
il BTS, 600 o BOT, BTD DESDT/Z020  Torntofiondnie Badk (3, 658) -
AU 155, 304 s 108, 035 05/0B/2020  RBC (1, 259 -
{HF 13,523 s 14, 272 DE/DT/ 2020 Goldman Sachs (32 -
o 2, 550, 000 usp 417, 483 DE/OT/2020  BP Paribas (418 -
e 23,415 usp 3, 313 CE/OT/2020  State Street 3 =
HE Z, 285, 618 rsp 2, 569, 583 DESOT/2020  Barclays (37, 545) -
2l £92, 511 usp BT, 255 DB/OT/2020 BV Paribas B, DET) -
EE 1B, 753, 234 usD 21, 130, ME DE/DT 2020 Citibank {1os, 1200 -
BR 1,217, T2L usp B 191, 489 DE/DT/2020  Goldman Sachs {33, 609) -
BIE 6, 001, 358 ush E, B4, 518 DE/OT/2020  Merrill Lynch {77, OET) =
HE 306, 008 s 343, 578 0B/DT/2020  Standard Chartersd (562) -
HE 12, 51%, 77 UsD 14, 185, 294 DESOT/2020  State Streset {151, 3500 -
EHE BS, 459 usp %5, 56 05/0B/2020  Citibank (s -
HIE 205, 990, 040 usn 228, 910, BT DS/0B/2020  Merrill Lynch {50, B34) =
HE BOS, TS5 1] 50T, 165 0S/0B/2020  Standard Chartered 13,329 -
GEF P20, 152 s 1, 032, B55 DB/07/2020  Barclays {23, B42) -
GEF TUB, 304 ush 850, 719 DE/OT/2020 B Paribas {8, T31) -
GEF Z, 148, 556 usp 2, 6ES, 753 DE/DT/2020  Citibank {42, 438) -
f= g 48, 207 ush &8, 52 DE/OT/2020  RBC (329 -
GEF T, 261 usp 1, 247, 638 DE/DT/2020  State Street {44, LET) -
GEF 21, 241, 596 s 26, 153, 530 DB/OT/2020  Tarente-Doninisn Bak {60, 431) -
GEF 5%, 533 usp 122, 723 DS/DB/2020  Citibank {247) -
GEF 149, 240 usn 185, 456 05/0B/2020  RBC 1, BS4) -
= 53, 237 Ush £, 626 05/0E/2020 Tematofominkes Bak {1,177 =
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18 filal SRR (i E)
202046 5 30H Bt
AELEEHAMAE
b R Bl B FECHAE HEE-
A Wil AR b3 4 c]=] A= r— {3 L) aHHEER
IFY 33, 51, 459 usp 34, 4T 0B/0T/2020  Barclays (2,123 -
IFY B, 418, 168, 951 usp B, 551, 739 DE/OT/2020  BP Paribas (371, 608 (o.oL)
IFY 30, 756, B30 usn 285, B52 DB/DT/2020  State Street {1 -
56D 10, 273, %26 D T, 379, B30 DE/OT/2020 BN Paribaz (21,208 =
5D T30, 61D s 527, BES DE/DT/2020  Citibank (4,371 -
56D 4, 336, BEL s 3, 116, 315 DE/OT/2020  Goldman Sachs {10, DES) -
5D L, 026, 855 ush 737, %51 05/08/2020 B Paribas (2,418 -
S50 1, 011, 958 s 726, TT2 0S/08/2020  Goldean Sachs (1, %10 -
U= 460, 159 filin] BT, T4 0L/0T/2020  BP Paribas (1,259 -
=D 235, 491 ] 343, 768 DE/OT/2020  Barclays {647 -
=D 802, 427 KT 1, 31%, 230 DB/OT/2020 B Paribas (3, 7TT4) -
=D BY, 599, 206 AUD 130, B48, BRZ DE/OT/2020  EWBC (ze3, 12T (0.0L)
s 193, 453 AUD 262, 434 05/08/2020  Barclays {578) -
=D Z, 216, 500 CHF 2, 108, 619 DE/OT/2020  Goldean Sachs (3,971 =
=D £, 263 CHE 5, 555 0B/OT/2020  Merrill Lynch £ -
=D 4, 900 CHF 4, B5T 0S/08/2020  State Street (% -
= 4, 063 H 28, B51 DE/OT/2020  Citibank (16 -
=D 1, 536, 556 HH 13, TOT, B44 DB/OT/2020  State Strest (1,012 -
=D &, 000 HH 28, 358 05/08/2020  Goldman Sachs {2 =
=D 254, 161, BT EIR 228, 309, 934 DE/OT/2020  Citibank (190, 337T) (0.0L)
{li=1] 254, 213, 375 EIR 226, 909, 533 DESOT/2020  Goldman Sachs {138, B25) -
s 2,398 EUR 2,176 DE/OT/2020  HSBC 41 -
=D 82,321 HIR 3, 526 DB/OT/2020  Merrill Lynch (845) -
=D 1,788 ElIR L, BIT DB/OT/2020  Standard Chartered (15 -
UsD L, 176, 365 EIR 1, 059, M5 DE/DT/2020  State Street {11, 05 -
=D 32, (41, 313 GEp 2B, 124, TIT DEDT 2020 RBC (59,277 =
UsD B, 327 GEP 6, TH 05/0B/2020  Barclays (29 -
=D T3, 153 GEF 59, 602 0S/0B/2020  State Street (149 -
U= 80, DLS, 303 i) B, B21, 652, 054 DE/OT 2020 State Street {54, 564 -
=D 15, 160 560 21, 539 DB/OT/2020  BWP Paribas (2e8) -
=D 210, BEE, 152 550 254, 348, 257 DB/OT/2020  Goldsan Sachs (135, 351) —
EESBREHREEAM AN - AR 12,007 524 (0.03)
REEMBESEEWANE - §F 11 975 B53 .20
bR R )
Ha=AnLyAfi=-9y=- ARMHE MEEC
U =R AR (3 FJL) (% KL G ST %
IS 2 Year Wote, 300052020 3, 356 ) T41, 138, 516 81, 76T -
IS 5 Year Wote, 30/0%/2020 119 =D L4, 374, 012 52, 527 -
US 10 Year Mote, 21/09/2020 16 =D 2,229, B7S 7,750 -
US 10 Year Ultra Boad, 21/0%/2020 1, 346 15D 212,531, 267 1,707, 125 003
US Long Bead, 21/08/2020 % 115D B, 593, 757 T3, T34 -
US Ultra Bond, 20/08/2020 408 1S B3, 583, BTS 882, 352 [
EMEBEBF AR SA TA5 55 504
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P E iR 2R E (feE)
202056 A 20A W
EHMEDEHN
Fo-ALIIAR-Sa—  REMHS REIS
MEME i R (3 ) (3% F L) o HFIE(96)
S 2 Year Note, 30092020 15, 410 W=D £1, 194, T43, 556) {ZEI'H:, T‘i‘i:l =
US § Year Note, 30/09/2020 ,013) S0 (263, 299, £75) {TSE, E53) {0.01)
US 10 Year Mote, 20/08/2020 {1, 158 WSD {166, 623, 158) (2,233, 158) (0. 04)
US 10 Year Ultra Bond, 2Z1/08/2020 (B3 UED {13, 108, 5T1) (13, BLT) -
US Loag Bond, 207092020 {41) UED (T, 352, 453) (50, 422) -
RS YR R N S T3 756.500) o0
&R AR R M 310 001
Slibub-FI4 k- A0 v T EH
_ e _ #H (5K B it =RMMS  BREC
arex AW 7277 sHAEM W MR (% P EY SIS T
109, 634, 000 USD Barclays CO A EM 32-¥3  Buy (1. 000% 20/12/2024 3, BB%, 579 (B, 419, 050) 0or
170, 235, 000 Ul Cutigroup COOC A EML 33-¥2  Buy (1. 000% 20/06/2025 T, 554, 103 {11, 130, T3B) 012
309,232, 000 UED Citigroup COL A HY. 34-¥1  Buy (5. 000N 20/06/2025 4, T4, TRS (%, 034, 221) 008
106, 483, 000 USD  Mergan Stanley CMBEX, NA. BER- Zall 3.00% 17/0BS2061 (22, 118, 384) {20, 553, TAT) 0. 38)
22,500,000 USD Merrill Lynch  CMEX. DA BEB- Sell 3.00% 17/08/2061 (4, ET3, 3440 {4, 138, 5T4) 0. 0%
BLDy b - FIAN b ATy TREEZRAEEAH 70201 820 ) 276 410) 010
BLSw ke F I b ATy TEBEEAICE (0.201.827) (51206 410) @10
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TER{ §23% A5
202056 QPR E
IF RS L S0 5%
RHEEERM: F50.1%( _EFR)

Y ARERALLUEREIR A LR G, ARG DS BACE B L O R R T R TRl b,
GH 1540 SYnREREE S M TS, S A0 ERERCERL S EE RE S O E RE IR B A UERER RN LR ERRL TLET.
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2021

1,408,515

624

1,407,891

1,358,281

1.0365

2021

2,764,101

215,369

2,548,732

2,447,496

1.0414
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2021
2,218
70,000
56,265
i T A A B0
1
|
| 1 | 1
i i #EH AN RA L
X EAE 1R INE S srtebe | |2Fam—Fow
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2021
2021
75 823,352
62 4,925,307
137 5,748,659
56
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2020

31

19

38

193
31

2020
193

52

38

124/164

2020

57

EDINETOOOO
O00DOo000O000oo00ooOoOooOo(Ece264)
Ooooooooooooooooooad
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30 2019
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29 30

2019 31 2020 31
15,698,047 15,043,754
20,735 22,555
11,933 37,718
2,066,605 1,716,518
1,359,147 1,488,866
3,901,000 2,800,000
574 965
23,058,042 21,110,379
22,517
7,082
15,435
60,000 60,000
27 96,312
98,545 97,415
88,900 111,558
69,926 10,438
317,400 375,723
317,400 391,159
23,375,443 21,501,539
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29 30

2019 31 2020 31
124,997 126,790
1,586,271 1,356,914
1,020,805 819,678
565,466 537,235
569,460 453,324
1,066,438 393,642
590,294 566,403
35,788 46,164
3,973,252 2,943,239
286,824 248,016
389,086 319,062
106,665 122,076
34,159
782,576 723,315
4,755,829 3,666,554
2,218,000 2,218,000
1,000,000 1,000,000
1,000,000 1,000,000
33,676 33,676
15,367,939 14,583,253
15,401,616 14,616,930
18,619,616 17,834,930
2 54
2 54
18,619,613 17,834,985

23,375,443 21,501,539
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29 30
2018 2019
2019 31 2020 31
14,035,964 11,978,587
6,154,913 6,385,101
2,057,519 1,979,026
256,704 103,415
22,505,101 20,446,131
7,436,223 6,356,526
162,266 142,371
1,760,202 1,647,780
1,454,877 1,353,529
286,936 276,173
18,388 18,077
288,996 273,937
247,970 207,406
12,017 11,047
198,583 161,123
33,731 32,570
3,638 2,664
9,895,658 8,628,022
5,056,630 4,697,592
283,061 271,615
3,093,292 3,032,042
942,629 762,778
639,350 556,677
98,296 74,478
383,253 359,980
13,830 22,481
8,404 16,498
176,449 142,717
152,677 125,827
1,051,170 1,136,155
217,801 215,714
158,967 93,567
29,676 25,049
322,502 210,452
1,845,247 1,946,956
7,082
79,342 84,678
9,495,955 9,084,753
3,113,488 2,733,355

127/164



EDINETOOOO
O00DOo000O000oo00ooOoOooOo(Ece264)
Ooooooooooooooooooad

29 30
2018 2019

2019 31 2020 31
437,000 421,000
0 536
16,957 12,991
61,187 21,032
515,145 455,561
0
13,470 12,975
11,795

216

13,686 24,771
3,614,946 3,164,145
3,614,946 3,164,145
1,348,788 914,672
34,159
1,348,788 948,831
2,266,157 2,215,313
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29 2018 2019 31
2,218,000| 1,000,000 1,000,000 33,676| 13,101,782| 13,135,458 16,353,458
2,266,157 2,266,157 2,266,157
)
2,266,157 2,266,157 2,266,157
2,218,000| 1,000,000( 1,000,000 33,676( 15,367,939 15,401,616| 18,619,616
2 2| 16,353,456
2,266,157
0 0 0
« )
0 0| 2,266,157
2 2| 18,619,613
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30 2019 2020 31
2,218,000| 1,000,000( 1,000,000 33,676( 15,367,939| 15,401,616| 18,619,616
3,000,000 3,000,000( 3,000,000
2,215,313 2,215,313 2,215,313
)
784,686 784,686 784,686
2,218,000| 1,000,000 1,000,000 33,676 14,583,253 14,616,930( 17,834,930
2 2| 18,619,613
3,000,000
2,215,313
57 57 57
)
57 57 784,628
54 54| 17,834,985
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29 30
2019 31 2020 31
29 30
2018 2019
2019 31 2020 31
16,957 12,991
437,000 421,000
29 2018 2019 31
56,265 56,265
56,265 56,265
30 2019 2020 31
56,265 56,265
56,265 56,265

2019 25 3,000,000 53,319 | 2019 31 | 2019
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29
2018
2019 31

30
2019
2020 31

48,482 20,201
20,201
68,683 20,201

Q

JPMAM
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JPMAM
(¢
29 2019 31
@ 15,698,047 15,698,047
(¢ 2,066,605 2,066,605
G 1,359,147 1,359,147
“ 3,901,000 3,901,000
23,024,800 23,024,800
@ 1,020,805 1,020,805
(¢ 565,466 565,466
G 569,460 569,460
(4 286,824 286,824
2,442,557 2,442,557
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30 2020 31
Qa 15,043,754 15,043,754
Q@ 1,716,518 1,716,518
G 1,488,866 1,488,866
4 2,800,000 2,800,000

21,049,139 21,049,139
a 819,678 819,678
Q@ 537,235 537,235
G 453,324 453,324
4 248,016 248,016
2,058,255 2,058,255

a Q@ G 4

a Q@ G

4

60,000

92,737
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29 2019 31

10 10

15,698,047
2,066,605
1,359,147

3,901,000

23,024,800

30 2020 31

10 10

15,043,754
1,716,518
1,488,866

2,800,000

21,049,139
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29 60,000 30 60,000
29 2019 31
27 30 2
27 30 2
30 2020 31
92,737
3,557 3,500 57
17 20 2
3,574 3,520 54
29 2018 2019 31
10 0
30 2019 2020 31
22,546 536 0
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¢!

Q@

€

29 30
2019 31 2020 31
1,376,741 1,510,256
170,477 179,190
5,507 4,531
180,184 218,537
222,653 79,657
1,510,256 1,395,783
29 30
2019 31 2020 31
1,601,397 1,739,834
8,007 8,699
184,461 233,361
168,622 169,080
222,653 79,657
1,739,834 1,604,595
29 30
2019 31 2020 31
1,510,256 1,395,783
1,739,834 1,604,595
229,578 208,812
140,678 97,254
88,900 111,558
88,900 111,558
88,900 111,558

140/164



EDINETOOOO

O00DOo000O000oo00ooOoOooOo(Ece264)

Ooooooooooooooooooad

(4
29 30
2018 2019
2019 31 2020 31
170,477 179,190
5,507 4,531
8,007 8,699
27,452 28,600
104
8,919 3,412
149,340 149,834
G
29 30
2019 31 2020 31
51 52
49 48
100 100
(6
29 30
2019 31 2020 31
0.4 0.3
0.5 0.5
29 68,460 30 65,879
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29 30
2019 31 2020 31
286,600 259,768
173,650 104,842
59,662 28,299
84,986 92,670
138,298 146,254
8,350 21,994
734,846 653,827
734,846 653,827
34,159
34,159
29 30
2019 31 2020 31
30.62
2.28
4.95 100
0.13
0.02
0.00
37.31
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29 2018 2019 31
14,035,964 6,154,913 2,057,519 256,704 22,505,101
15,553,649 2,453,206 2,613,294 1,884,951 22,505,101
JPMorgan Asset Management (UK) Limited 2,436,118

JF Asset Management Limited 2,613,294
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30 2019 2020 31
11,978,587 6,385,101 1,979,026 103,415 20,446,131
13,049,154 2,454,420 2,828,014 2,114,541 20,446,131
JPMorgan Asset Management (UK) Limited 2,448,851
J?Mqrgan Asset Management (Asia Pacific) 2,738,452
Limited
2019 30 JF Asset Management Limited JPMorgan Asset Management (Asia

Pacific) Limited
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29 2018 2019 31
222,816 397,949
100

17,554,000
JPVAM 3,901,000

18,404,000

3,500

100 16,957 118

437,000

JPMorgan Asset 22
Management 1,003,333 279,661
(UK) Limited

JF Asset 60
Management 2,457,468 603,775
Limited

145/164



EDINETOOOO
O00DOo000O000oo00ooOoOooOo(Ece264)
Ooooooooooooooooooad

30 2019 2020 31
212,773 396,378
100

13,000,000
JPNAM 2,800,000

14,101,000

3,500

100 12,991 28

421,000

JPMorgan Asset 21
Management 941,829 249,973
(UK) Limited

JPMorgan Asset

Management 60

(Asia Pacific) 2,652,034 781,020
Limited

2019 30 JF Asset Management Limited JPMorgan Asset Management (Asia

Pacific) Limited
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29
2018
2019 31

330,927.11
40,276.51

29
2018
2019 31

2,266,157

2,266,157
56,265
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30
2019
2020 31

316,981.87
39,372.85

30
2019
2020 31

2,215,313

2,215,313
56,265
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31
2020 30

15,365,301
54,588
37,247

1,909,054
1,751,605
2,100,000

953

21,218,750

22,517
10,085

12,432

60,000
96,172
98,724
132,991
333,793
9,508

731,190

743,622

21,962,373

148/164



EDINETOOOO
O00DOo000O000oo00ooOoOooOo(Ece264)
Ooooooooooooooooooad

31
2020 30

57,823
1,484,275
895,243
589,031
801,853
847,017
1,180,180
46,164

4,417,314

241,143
630,148
174,888

1,046,180

5,463,495

2,218,000

1,000,000

1,000,000

33,676

13,246,944

13,280,621

16,498,621

257

257

16,498,878

21,962,373
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31
2020
2020

30

5,359,891
3,526,872
892,348
47,855

9,826,967

2,767,399
843,858
274,153

3,885,412
4,851,527

1,090,027

7,304
9,973

1,087,359

1,087,359

791,620
(367,953)

423,667

663,691
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31
2020 30
31
2020
2020 30

3,003

2,422
4,882

9,415
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31 2020 30
2020 30
a 15,365,301 15,365,301
Q 1,909,054 1,909,054
G 1,751,605 1,751,605
¢ 2,100,000 2,100,000
21,125,960 21,125,960
a 895,243 895,243
Q 589,031 589,031
G 801,853 801,853
4 241,143 241,143
2,527,271 2,527,271
Q@ Q G 4
Q@ Q G

4
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60,000

88,395

31 2020 30

60,000

88,395
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31 2020 2020 30
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(

JPMorgan Asset

Management 1,424,439
(Asia Pacific) Limited

JPMorgan Asset

Management (UK) Limited 1,285,716
31
2020
2020 30
293,235.19
11,795.80
663,691
663,691
56,265
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