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ETF
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508,172,952 98.01
10,301,793 1.99
518,474,745 100.00
0 )
iShares J.P. Morgan USD
Emerging Markets Bond ETF 42,440 | 11,863.20 | 503,474,095 | 11,973.91 | 508,172,952 [ 98.01
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2020 12
) ) ) [ )
(2021 11 ) 511,869,270 512,869,270 2,559.35 2,564.35 2,581
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(2021 11 )

289,451
771,732
515,733,888
516,795,071
516,795,071

3,860,607
1,000,000
10,595
21,203
33,396
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BlackRock, Inc. RQA Counterparty & Concentration Risk

BlackRock, Inc. RQA
Counterparty & Concentration Risk
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iShares J.P. Morgan USD Emerging
43,380.000 4,966,142.400
Markets Bond ETF
43,380.000 4,966,142.400
(515,733,888)
43,380.000 515,733,888
(515,733,888)
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C ) )

)

1 100.0% 100.0%
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33 34

(2019 12 31 ) (2020 12 31 )
20,388 17,786
26 29
175 190
9 3
1,696 1,756
2,268 2,166
1,327 872
0 0
25,892 22,805
1,240 1,002
475 480
1,716 1,482
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1,120 1,122
800 899
45 34
824 888
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653 859
117 210
363 343
97 84
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139 195
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4,967 5,835
67 69
782 783
850 853
5,818 6,688
3,120 3,120
3,001 3,001
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14,330 10,386
14,666 10,723
24,634 20,691
1 3
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7,545 7,342
13,290 12,092
26,480 25,041
1,632 1,405
167 127
381 352
3,587 3,346
3,968 3,698
82 85

53 64

82 82

43 49
178 195
6,029 5,512
482 601
4,441 4,691
2,343 2,384
7,268 7,678
308 331
977 1,028
2,339 2,701
57 16
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233 60
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33 ( 2019 1 1 2019 12 31 )
( )
2019 1 1 3,120 | 3,001 3,846 | 6,847 336 17,127 17,464 27,432 0 0 27,431
7,700 7,700 7,700 7,700
4,902 4,902 4,902 4,902
1 1 1
- - - - - 2,797 2,797 2,797 1 1 2,795
2019 12 31 3,120 | 3,001 3,846 | 6,847 336 14,330 14,666 24,634 1 1| 24,636
34 ( 2020 1 1 2020 12 31 )
( )
2020 1 1 3,120 | 3,001 3,846 [ 6,847 336 14,330 14,666 24,634 1 1| 24,636
7,700 7,700 7,700 7,700
3,756 3,756 3,756 3,756
1 1 1
- - - - - 3,943 3,943 3,943 1 1 3,942
2020 12 31 3,120 | 3,001 3,846 | 6,847 336 10,386 10,723 20,691 3 3| 20,694
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894 1,496
182 89

(2019 12 31 ) (2020 12 31 )
1,000 1,000
1,000 1,000

36/54



EDINETOOOO
O000DO00o0DOo0ooOognoo(eens)
OOoooooooooooooooooood

( 2019 1 1

( 2019 1 1 ( 2020 1 1
2019 12 31 2020 12 31
225 247
5,554 5,052
698 763
954 851

2019 12 31 )

15,000 15,000
€Y)
1
( )
2019 3 28 7,700 513,333 2018 12 31 2019 3 29
( 2020 1 1 2020 12 31 )
15,000 15,000
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2020 3 30 7,700 513,333 2019 12 31 2020 3 30
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) 1,327 1,327
) 1,120 1,116
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€)) 17,786 17,786
[®) 1,756 1,756
®3) 2,166 2,166
O 872 872
®) 1,122 1,123
23,704 23,705
€)) 444 444
®) 859 859
1,304 1,304
i)
€Y) ) ©) O]
®)
€Y @
2)
2019 12 31
1 5 10
5 10
(€Y 20,388
) 1,696
®3) 2,268
[0 1,327
) 1,051 57 11
25,680 1,051 57 11
2020 12 31
1 5 10
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(€Y 17,786
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€)) 2,166
) 872
22,581
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2009 12 2
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( 2019 1 1
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2,696
26
132
328
204

2,979
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(2019 12 31 )
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999
67
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157
41

732

67
800

732
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( 2019 1 1
2019 12 31 )

290
11
26
33
10

231

36

267

®

(2019 12 31 )
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( 2019 1 1
2019 12 31 )

0.6%
1.0%

75

( 2020 1 1 2020 12 31 )

2009 12 2

2011 1 1
2011 1 1

¢Y)

( 2020 1 1
2020 12 31 )

2,047
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82
123
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3,313
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78

(2019 12 31 )

(2020 12 31 )

191 215

617 608

239 239

72 72

3 -

20 21

1 2

45 94

1,191 1,256

245 275

121 90

0 1

366 367

824 888
(2019 12 31 ) (2020 12 31 )

824 888

(2019 12 31 )

(2020 12 31 )

30.6 30.6
1.9 2.9
0.0 0.2

32.5 33.7

0.16% 0.18%
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( 2019 1 1
2019 12 31 )

( 2020 1 1
2020 12 31 )

781 782
0 0
782 783
(2019 12 31 )
79 - 0 0
0 - 0 0
79 - 0 0
(2020 12 31 )
99 -
99 - 0 0
( 2019 1 1 2019 12 31 )
@
5,643 7,545 13,290 26,480
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12,538 11,197 2,744 26,480
90%
®
10%
5,779
3,314
( 2020 1 1 2020 12 31 )
o
5,605 7,342 12,092 25,041
@
12,247 10,417 2,375 25,041

90%

46/54



EDINETOOOO
O000DO00o0DOo0ooOognoo(eens)
OOoooooooooooooooooood

©)
10%
5,299
2,874
@
2019 1 1 2019 12 31
( ) ( ) ( )
(%)
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( ) 3
1 -
100 894
2020 1 1 2020 12 31
( ) ( ) ( )
(%)
247
185
73 ( ) 5,052
100 763
89
851
( ) -
1 1,496
100 1,496

47/54



EDINETOOOO
O000DO00o0DOo0ooOognoo(eens)
OOoooooooooooooooooood

@
2019 1 1 2019 12 31
2020 1 1 2020 12 31
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( ) ( ) ( )
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3,314 351
1,000 145
28 )
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2,874 314
1,000 220
16 )
)
@
@
(©))
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@
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( 2019 1 1 ( 2020 1 1
2019 12 31 ) 2020 12 31 )
1,642,418 94 1,379,616 18
326,833 15 250,430 96
( 2019 1 1 ( 2020 1 1
2019 12 31 ) 2020 12 31 )
4,902 3,756
4,902 3,756
15,000 15,000
2020 1 1 2020 12 31

49/54



EDINETOOOO
O000DO00o0DOo0ooOognoo(eens)
OOoooooooooooooooooood

@

2020

324,279

10,000

®

2020

5,505

10,000

83,616

83,140

96,307

100,000

10,000

102,025

40,500

®
(BlackRock Institutional Trust Company, N.A.)

*

1,500,000 155 2020 12
2020 12
103.50
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2021 17

193
ETF 2020 10 14 2021 11

ETF 2021 11
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193 2 1
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