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NOMURA-BPI
FTSE
FTSE Fixed Income LLC
LLC
JP GBI-EM

J.P. Morgan Securities LLC
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2021 7 30

3,112,996,500] 99.54

— 14,259,098 0.46
3,127,255,598 100.00;

(D]

135,500 813.28 110,200,717, 1,207.00) 163,548,500 5.23
72,500 1,385.42) 100,442,950 2,081.00 150,872,500 4.82
79,500 1,364.33 108,464,399 1,784.00) 141,828,000 4.54
44,500 2,313.24 102,939,180 3,020.00 134,390,000 4.30
25,000 4,492.63 112,315,974 5,210.00 130,250,000 4.16
115,000 896.78 103,129,999 1,115.00] 128,225,000 4.10
26,000 4,257.05 110,683,306 4,730.00 122,980,000, 3.93
73,000 1,243.13 90,748,990 1,639.00) 119,647,000, 3.83
21,500 4,894.97 105,242,008 5,310.00 114,165,000, 3.65
55,500 1,953.62 108,425,921 1,973.00 109,501,500 3.50
68,000 1,591.38 108,213,840 1,575.00) 107,100,000 3.42
46,500 1,975.39 91,855,704 2,214.00 102,951,000, 3.29
54,500 1,807.75 98,522,848 1,821.00) 99,244,500 3.17
16,500 6,390.05 105,435,825 5,830.00 96,195,000 3.08
21,000 3,879.07 81,460,515 4,405.00 92,505,000 2.96
18,500 4,747.78 87,834,025 4,880.00 90,280,000 2.89
28,500 3,032.63 86,430,071 3,150.00 89,775,000| 2.87
29,000 2,888.27 83,760,066 2,893.00 83,897,000 2.68
40,500 1,940.78 78,601,811 2,056.00 83,268,000 2.66
54,500 1,265.32 68,959,940 1,512.00) 82,404,000 2.64
27,500 2,856.66 78,558,206 2,869.00 78,897,500 2.52
17,000 4,915.27 83,559,738 4,605.00 78,285,000] 2.50
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6,000f 13,465.45 80,792,700 12,840.00f 77,040,000 2.46|

15,000f 4,957.56f 74,363,424 4,868.00] 73,020,000 2.33

115,000 483.39 55,590,141 567.00] 65,205,000 2.09

22,500f 2,477.39 55,741,402 2,516.00f 56,610,000 1.81

10,500 3,354.39 35,221,095 5,060.00f 53,130,000 1.70Q

16,000 2,267.77] 36,284,320 2,724.00] 43,584,000] 1.39

18,500f 2,287.86| 42,325,454 2,251.00f 41,643,500 1.33]

40,000] 989.17| 39,567,152 1,033.00 41,320,000 1.32
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)
33 (2012 1 10 ) 1,460 1,481 2,680 2,720
34 (2013 1 10 ) 1,704 1,735 3,289 3,349
35 (2014 1 10 ) 3,370 3,403 6,279 6,339
36 (2015 1 13 ) 2,926 2,952 6,667, 6,727
37 (016 1 12 ) 2,644 2,666 6,998 7,058
38 (2017 1 10 ) 2,822 2,843 7,943 8,003
39 (2018 1 10 ) 3,667 3,686 11,616 11,676
40 (2019 1 10 ) 2,710 2,727 9,190 9,250
41 (2020 1 10 ) 2,820 2,836 10,798 10,858
42 (021 1 12 ) 2,834 2,849 11,602 11,662
2020 7 2,332 — 9,158 —
8 2,482 — 9,798 —
9 2,600 — 10,290 —
10 2,513 — 9,986 —
11 2,709 — 10,951 —
12 2,765 — 11,315 —
2021 1 2,788 — 11,539 —
2 2,817 — 11,788 —
3 3,114 — 13,214 _
4 2,955 — 12,644 —
5 3,053 — 13,102 —
6 3,183 — 13,690 —
7 3,127 — 13,428 —
33 2011 1 12 2012 10 40.0000
34 2012 1 11 2013 10 60.0000)
35 2013 1 11 2014 10 60.0000)
36 2014 1 11 2015 13 60.0000
37 2015 1 14 2016 12 60.0000
38 2016 1 13 2017 10 60.0000)
39 2017 1 11 2018 10 60.0000
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40 2018 1 11 2019 1 10 60.0000]
41 2019 1 11 2020 1 10 60.0000]
42 2020 1 11 2021 1 12 60.0000]

2021 1 13 2021 7 12 —

33 2011 1 12 2012 1 10 19.69
34 2012 1 11 2013 1 10 24.96
35 2013 1 11 2014 1 10 92.73
36 2014 1 11 2015 1 13 7.13
37 2015 1 14 2016 1 12 5.86
38 2016 1 13 2017 1 10 14.36
39 2017 1 11 2018 1 10 47.00
40 2018 1 11 2019 1 10 20.37
41 2019 1 11 2020 1 10 18.15
42 2020 1 11 2021 1 12 8.00]

2021 1 13 2021 7 12 17.54

100

33 2011 1 12 2012 1 10 40 31,946
34 2012 1 11 2013 1 10 4,200 30,820
35 2013 1 11 2014 1 10 179,367 160,663
36 2014 1 11 2015 1 13 95,325 193,209
37 2015 1 14 2016 1 12 48,166 109,282
38 2016 1 13 2017 1 10 5,141 27,686
39 2017 1 11 2018 1 10 13,685 53,243
40 2018 1 11 2019 1 10 10,370 31,227,
41 2019 1 11 2020 1 10 1,440 35,088
42 2020 1 11 2021 1 12 784 17,716

2021 1 13 2021 7 12 1,589 13,577
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41 42

2020 1 10 2021 1 12
36,154,603 31,724,038
2,792,067,000 2,819,298,300
23,399,787 37,650,153
6,071,500 8,131,500
2,857,692,890 2,896,803,991
2,857,692,890 2,896,803,991
10,365,838 35,998,165
15,675,120 14,659,200
10,768 990,316
1,483,440 1,454,801
9,197,707 9,020,143
26 8
59,280 58,131
36,792,179 62,180,764
36,792,179 62,180,764
2,612,520,000 2,443,200,000
208,380,711 391,423,227
1,440,474,455 1,370,690,425
2,820,900,711 2,834,623,227
2,820,900,711 2,834,623,227
2,857,692,890 2,896,803,991
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41 42

1 11 1 1

1 10 1 12
71,024,536 47,377,250
29 15
409,137,314 175,584,413
25,770 729
480,187,649 222,962,407
12,030 3,997
2,976,568 2,762,887
18,455,470 17,130,610
120,570 110,406
21,564,638 20,007,900
458,623,011 202,954,507
458,623,011 202,954,507
458,623,011 202,954,507
24,100,422 9,295,965
238,819,453 208,380,711
28,375,895 -
28,375,895 -
23,200 14,548,756
- 14,074,791
23,200 473,965
15,675,120 14,659,200
208,380,711 391,423,227
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1
2
3
1 11 1 10
2020 1 11 2021 1 12
41 42
2020 1 10 2021 1 12
2,949,000,000 2,612,520,000
14,400,000 7,840,000
350,880,000 177,160,000
261,252 244,320
41 42
2009 1 11 2020 1 11
2020 1 10 2021 1 12
63,282,030 A 42,347,879
0 B 0
416,706,937 C 393,838,326
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1,392,867,545 D 1,343,001,746
E + o+ o+ 1,872,856,512 E + o+ o+ 1,779,187,951
F ¢ ) 7,168 F Qa ) 7,282
G 15,675,120 G 14,659,200
H 60 H 1 60
41 42
2019 1 11 2020 1 11
2020 1 10 2021 1 12
41 42
2020 1 10 2021 1 12
€Y €))
@ @
©) ©)
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41 2020 1 10
214,430,925
214,430,925

42 2021 1 12
438,175,670,
438,175,670,

41 42
2020 1 10 2021 1 12
10,798 1 11,602

34/81



EDINETOOOO
00000000000 DO00OmD((EL2430)
Ooooooooooooooooooad

€Y)

43,000 2,167.00 93,181,000
21,900 2,969.00 65,021,100
30,000 638.00 19,140,000
175,000 432.00 75,600,000
10,200 7,780.00 79,356,000
50,000 2,025.00 101,250,000
16,500 5,830.00 96,195,000
118,500, 794.00 94,089,000
33,000 2,122.00 70,026,000
66,000 1,587.00] 104,742,000
25,500 4,410.00 112,455,000
53,500 1,187.00] 63,504,500
28,000 2,062.00 57,736,000
34,500 3,315.00 114,367,500
20,500 4,625.00 94,812,500

7,200 16,400.00 118,080,000
32,500 1,904.00, 61,880,000

1,500 2,274.00 3,411,000
22,000 4,250.00 93,500,000
11,000 10,110.00 111,210,000
15,500 5,316.00 82,398,000
30,000 2,169.00 65,070,000

2,500 1,449.00, 3,622,500
33,800 1,747.00 59,048,600
11,000 7,100.00 78,100,000
71,000 1,241.00 88,111,000
29,300 2,363.00 69,235,900
17,500 5,060.00 88,550,000
41,700 1,461.00] 60,923,700

2,500 2,750.00 6,875,000
27,500 2,486.00 68,365,000

6,000 1,189.00 7,134,000

2,000 3,265.00 6,530,000
31,600 1,806.00] 57,069,600
77,000 1,333.00 102,641,000
95,000 1,002.00] 95,190,000
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51,800 2,393.00 123,957,400
38,000 3,340.00 126,920,000
1,384,000 2,819,298,300

@
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2021 1 12 2021 7 12
31,724,038 31,571,917
2,819,298,300 3,153,414,000
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