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PineBridge Investments Prins Bernhardplein 200
Holdings B.V. 1097 JB Amsterdam The Netherlands
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PineBridge Investments 10 Collyer Quay, #10-01
Holdings Singapore Ocean Financial Centre, 42,000 100
Private Limited Singapore 049315
2021 11 18 PineBridge Investments Holdings B.V. PineBridge

Investments Holdings Singapore Private Limited

]
4 13
2021 3
]
3 17
2021 10
]
2 3 9 29
2021 9 29
]
2 3 9 29
]

3/82



EDINETOOOO
O0000000000000000000O0(E12437)
OooooooooooooooooooOn

<FRREERUSRZBNEBEHROHEE> <HKFNBEETSALOBEZOLR>

® (B8 ~wIiB)

(=T

20,000

15,000 |

10000 |

5,000
S . i ade )
— S RS (B

N .

2016411 2017 201811 20191 2020011 L7F0F BEE  KOEE WWES CXEN SLEN  WNER

® (5E~vIEL)
{F)
20,000 100%
11 T S R
B0% Eoax  6B17%
15,000
40% - S
19.3%
20% 11,4% ;
5% 0w JES
10,000 1 o w2 IR
0% i o TA% | -7om 4%
S1G0% | —i34%  —19.4%
—J-U'%
5.000 | Voo Voo [ vEm ]| _____]
= TP E AR GEE) -
— Srlici e R BT (B 1 —60% - ]l
o ' ' ' ~100%
OI6AT ZOITAT 201811 20191 2020411 HIruE Bkf ARk SWEY O@EE  CEEE  wREN

# (L TROVEEE S - AL OMEREOH®EE. 2016481 1A~ 20216 1 0HDSERIDERFRICHT 3 EREE QTS -JmA- |
=, O EAGEES S A DV TERLCEOTY S0P /M 20215581 | BEEDs. ST F /HORZE E0OTiE-
EAEBMEFRELTVE D . Bz, sk SRS EEMAOHES 2021F5R - 2021F1 OREEHLTLET . 5,
FANTOREISANY TP FORERNRESEIES A,

#EEEHS FIONEEEERRELEBOLiHBLTESIRLTEY. EROBEMHRI-E OV TS RULEMER2E
BA2EEHBUFET.

# 4 J7 VRRBRILSESNSUFETADT. SETH AR EHES B EERIE—TT.

OE|/ETSAMEN
B+ & EEH (TOPIX)EHAd
FEE@EEMSCIOI YA o Y Fu I A (BZ5AH-AN—2)
FREHEMSCI IR -2 w— Ay 2 Fw I A (B2 -~N—2)
BAERNOMURA-BPIER
SCEEMFTSEHREMN- T vl fR<BE, A I gL~ —2)
FEERE P EILHGBI-EMNSO—/ Ul 5 A —2 77 R iig L F—2)
FEAHOERZE RE IELICESREERNELT HRELTLET,

A TSR (TOPIX) E2iAd 3, iSRS NS FROAMHETE. BHORY, EREOLE ABEEREHIC
M ST~ TOHER| I Tl AL S I ELT L ETY.

MECITT A o of 2 F D 2 (EEA D O =2 ) BEUMEC I TF =20 T =t of 20500 2 (ER2GA & =) 1.
MECI Inc. DEAFRELI IS T, RIEMICE T SEHE. MItH EE T O M —tDORER L. MSC Inc R LED .
NOMURA-BPIE (3. B @it ER LT LSRN T. EEMICE T 200 M ER T 0 h—t0RAIE. FHEH
BNEHICRELTUVET. . BaEssl a3, BEROEHLE. Rt EHt. ARt ERIT 00T B
JrROEEERSCELTUEFERSIEOTREVET A

FTSEFRER- > T v I A (<BE, ~vrE LB —2R) (. FTSE Fixed Income LLCC&URESH LT EESNTLSES
EHTHY. BHEEICRE T S5 . EIEHE . D00 ERET O — DKL, FTSE Fixed Income LLOIZRELET .
JPEILHVGBI-EMZO— -1 I I—=2 TP+ B ~wi g LA ~i— 2} &, )P, Morgan Securities LLCHRIE-2% T3
BT . FEYCRET SEEE. IR ES TOM— ORI, LP. Morgan Securities LLCIZRELZT.

4/82



3.0

EDINETOOOO
o o o o =X 22 )
OOoooooooooooooooooood

3.3

3.0

2021 3

]

2021 10

5/82



EDINETOOOO
o o o o =X 22 )
OOoooooooooooooooooood

]
2021 10 29
1,022,268 99.96
416 0.04
1,022,684 100.00
2021 10 29
579,813 1.7109 992,047 1.7631 1,022,268 99.96
2021 10 29
99.96
99.96
1 1,011,776 10,118
2021 9 29 1,011,776 10,118
2021 5 1,000,559 10,006
6 1,009,972 10,100
7 1,049,743 10,497

6/82



EDINETOOOO
o o o o =X 22 )
OOo0oodooodooddooonoood

8 1,058,711 10,587
9 1,014,265 10,143
10 1,022,684 10,227
10,000
1
2021 5 11
1 0
2021 9 29
2021 5 11
1 1.2
2021 9 29
1
10,000
x 100
2021 5 11
1 1,000,000
2021 9 29

7182



EDINETOOOO
o o o o =X 22 )
OOoooooooooooooooooood

2021 10 29
1,065,220 99.79
2,258 0.21
1,067,478 100.00
2021 10 29
604,175 1.7108 1,033,622| 1.7631 1,065,220 99.79
2021 10 29

99.79

99.79
1 1,037,248 10,372
2021 9 29 1,037,248 10,372
2021 5 1,007,895 10,079
6 1,024,876 10,249
7 1,055,472 10,555
8 1,068,669 10,687
9 1,042,339 10,423
10 1,067,478 10,675

10,000

8/82



EDINETOOOO
o o o o =X 22 )
OOoooooooooooooooooood

1
2021 5 11
1 0
2021 9 29
2021 5 11
1 3.7
2021 9 29
10,000
x 100
2021 5 11
1 1,000,000
2021 9 29

9/82



EDINETOOOO
o o o o =X 22 )
OOoooooooooooooooooood

2021 10 29
34,365,678,321 60.09
22,820,530,196 39.91
57,186,208,517 100.00
2021 10 29
1,295,100,000 2.26
21,791,626,289 38.10
3,970,569,166 6.94
43,635,866,935 76.30
43,837,225,871 76.65

2021 10 29

)

ISHARES 1-3 YEAR

TREASURY BOND 3,522,000| 9,807.61| 34,542,424,065| 9,757.43| 34,365,678,321| 60.09

2021 10 29

60.09

60.09

2021 10 29

10/82



EDINETOOOO

o o o o =X 22 )
O00oodooodoodoooonoood

45| 1,349,604,000| 1,295,100,000 2.26
S&P500 EMINI 785| 19,846,635,365| 20,467,349,153| 35.79
FTSE 100 IDX 117| 1,284,944,170| 1,324,277,136 2.31
DJ EURO S 50 709 3,913,354,194| 3,970,569,166 6.94
US 10YR NOTE 2,936| 44,393,813,124| 43,635,866,935 76.30
EURO-BUND FU 1,953| 44,661,800,802| 43,837,225,871| 76.65

11/82



EDINETOOOO

O0000000000000000000O0(E12437)
OooooooooooooooooooOn

RGN ARl (sae-20214E108%F)

® (ﬁgf\wi}'aﬁm .
12,000 s (20214 10FFKRE)
SRR O B OAE {fi 5
— BN EEE 10227M
11,000 | =
fibEFEE R A
10,000 11
8,000 |
8,000 M
2021551 202110
@ (BE~vIEL)
12,000 e (20214 108%8HE)
_ B e
11,000 10.675M

9,000 -

8,000 -
20217511 FiyAFR]

(15O, B

H O E
W 1551
10,000 a1 ——————————

® (BB~ vIbh))
2021598 0/ — — — —
— . — — BT ¥ R 0/
® (BB ~vIEL)
2021598 0H — — —

12/82




EDINETOOOO
O0000000000000000000O0(E12437)
OooooooooooooooooooOn

FTELGEHEOKR (2021F108FKRE)

® (BEAVIHY)
VIFO—I S wATH —J7 K 99.96%
FrwiaF 0.04%
® (BEAVIEL)
VIS O— VNS AT — D 99.79%
FrwiaF 0.21%
evVLFO-NILINS AT —DrF K
FELEEOHNR
[E:& . i i PO R (%)
FAUH ISHARES 1-3 YEAR TREASURY BOND 60.09
RN E T =D R OEE EERICE T A E T,
F Ot DEECT R
EEEE E& . i FEE e 108 b (%)
B# B#E2 2558 2.26
B S | FAA SE&PRODIEHEHE4D 35,79
(EiR) FRlh FTSE100f5%5E 2.31
F ELRO STOXXSDiEEEM f.94
el ] FALR *#E 1 0EE WL 76.30
(EiE) [ P2 OSBRI 76.65
Rlabioaabld  (AE10FH/BES—R)
® (BE~AVIHY)
(%}
0
5 -
2.3%
6 - n
-5 |
- 2024 20134 20145 2015 2016 & 2017 £ 2B F 20198 2020 2021
@ (BE~vIRL)
(%)
10
6.7%
5 | l
I:I 1 1 1 1 1 1 1
-5 L
a 2012 4F 134 20144 20154 206 207 £ 2018 & 201914 2020 2021 £

#20FFEEHERNBISI0EFETCOMEEERTLTVET . BH. JT77 AFCFRyFI—2 @3B ET e

LEEFBEDORBTHY FIROBARRSFELSNRTZ2BOTESHVFEL A
EHOERRKRRS. EXESHFLIRETEHOR—LA—JETIRBVELEITET.

13/82



EDINETOOOO
o o o o =X 22 )
OOoooooooooooooooooood

1
2021 5 10
2021 5 11 2022 6 28
|
2021 5 11 2022 6 28
1
1 1
3.3 3.0
|
3.3 3.0
1
2 3 9
https://www.pinebridge.co.jp/
|
2 3 9

https://www.pinebridge.co.jp/

14/82



EDINETOOOO
o o o o =X 22 )
OOoooooooooooooooooood

3
[ ]
@ 38
59 2 2 12
133
0 6 6
1 36 2021 5 11 2021 9 29
) 193 2 1 1 2021 5 11

2021 9 29 EY

15/82



EDINETOOOO
o o o o =X 22 )
OOoooooooooooooooooood

@

1
(2021 9 29 )

13,981
1,017,612
1,031,593
1,031,593

13,522
141
5,825
329
19,817
19,817

1,000,000

11,776
11,776
1,011,776
1,011,776
1,031,593

16/82



EDINETOOOO
o o o o =X 22 )
OOoooooooooooooooooood

¢3)

1
2021 5 11
2021 9 29

43,612
25,541
18,071

141
5,825
329
6,295
11,776
11,776
11,776

11,776

17/82



EDINETOOOO
o o o o =X 22 )
OOoooooooooooooooooood

®

1
(2021 9 29 )

1. 1,000,000

2. 1,000,000

18/82



EDINETOOOO
o o o o =X 22 )
OOoooooooooooooooooood

1
2021 5 11
2021 9 29

244
11,532

0

0

11,776
1,000,000
117.76

0

0

1
2021 5 11
2021 9 29

19/82



EDINETOOOO
o o o o =X 22 )
OOoooooooooooooooooood

1
(2021 9 29 )
@
@
©)
1
( )
1
(2021 9 29 )
41,757
41,757

20/82



EDINETOOOO
o o o o =X 22 )
OOoooooooooooooooooood

1 2021 9 29
1
1,024,674 1,038,196 13,522
1,024,674 1,038,196 13,522
)
1.
2.
3.
1
1
(2021 9 29 )
1 1.0118
Q@ ) (10,118 )
©)
1 2021 9 29
€Y
@

VL 594,817 1,017,612

21/82



EDINETOOOO

o o o o =X 22 )
OOo0oodooodoodnooonoood

594,817

1,017,612

(

)

®

22182



EDINETOOOO
o o o o =X 22 )
OOoooooooooooooooooood

@

1
(2021 9 29 )

10,000
1,033,622
1,043,622
1,043,622

141
5,903
330
6,374
6,374

1,000,000

37,248
37,248
1,037,248
1,037,248
1,043,622

23/82



EDINETOOOO
o o o o =X 22 )
OOoooooooooooooooooood

¢3)

1
2021 5 11
2021 9 29

43,622
43,622

141
5,903
330
6,374
37,248
37,248
37,248

37,248

24/82



EDINETOOOO
o o o o =X 22 )
OOoooooooooooooooooood

®

1
(2021 9 29 )

1. 1,000,000

2. 1,000,000

1
2021 5 11
2021 9 29

327
36,921

0

0

37,248
1,000,000
372.48

0

0

25/82



EDINETOOOO
o o o o =X 22 )
OOoooooooooooooooooood

1
2021 5 11
2021 9 29

1
(2021 9 29 )

€y

@

®

26/82



EDINETOOOO
o o o o =X 22 )
OOoooooooooooooooooood

( )
1
(2021 9 29 )
43,622
43,622
1
1
(2021 9 29 )
1.0372
¢ ) (10,372 )
©)
1 2021 9 29
@
@
VL 604,175| 1,033,622
604,175| 1,033,622
)
2

27182



EDINETOOOO
o o o o =X 22 )
OOoooooooooooooooooood

VL

VL

@

(2021 9 29 )

11,200,068,128
297,578,084
32,876,682,300
53,979,509
3,150,000
11,026,572,288
55,458,030,309
55,458,030,309

1,758,311,571

407
1,758,311,978
1,758,311,978

31,389,439,985

22,310,278,346
53,699,718,331
53,699,718,331
55,458,030,309

() 3 30 3 29

28/82



@

EDINETOOOO
o o o o =X 22 )
OOoooooooooooooooooood

@

)

12

133

60

61

29/82



EDINETOOOO

o o o o =X 22 )
OOoooooooooooooooooood

(2021 9

29 )

VL

VL

VL

25,046,955,145
6,960,601,228
618,116,388

594,817

604,175

19,331,763,843

3,067,898,235

17,247,337

8,971,331,578

31,389,439,985
31,389,439,985

30/82



EDINETOOOO
o o o o =X 22 )
OOoooooooooooooooooood

2021 5 11
2021 9 29

(2021 9 29 )

€y

)

®

31/82



EDINETOOOO
o o o o =X 22 )
OOoooooooooooooooooood

( )
(2021 9 29 )
73,485,775
73,485,775
)
€H)
2021 9 29
1
27,702,454,209 27,075,777,942| 626,676,267
27,702,454,209 27,075,777,942| 626,676,267
( )1
2.
3.

32/82



EDINETOOOO

o o o o =X 22 )
OOoooooooooooooooooood

)
2021 9 29
1
82,109,483,149 80,983,306,813 1,126,176,336
82,109,483,149 80,983,306,813 1,126,176,336
( )1
2.
3.
4
©)
2021 9 29
1
3,290,797,330 3,296,256,298 5,458,968
293,784,790 292,746,558 1,038,232
4,248,108,825 4,301,050,102 52,941,277
7,832,690,945 7,890,052,958 48,520,541
)
1.
2.

33/82



EDINETOOOO

o o o o =X 22 )

OOoooooooooooooooooood

(2021 9 29

)

Qa

1.7108
(17,108 )

34/82



EDINETOOOO
o o o o =X 22 )
OOoooooooooooooooooood

€))
1 2021 9 29
@
@
ISHARES 1-3 YEAR TREASURY BOND 3,420,000 294,462,000.00
3,420,000 294,462,000.00
(32,876,682,300)
294,462 ,000.00
(32,876,682,300)
32,876,682,300
(32,876,682,300)
( )1
2.
3.
4.
1 100.0 100.0
2
3

)

35/82



EDINETOOOO
o o o o =X 22 )
OOoooooooooooooooooood

2021 10 29

2,018,035

995,351

1,022,684

1,000,000

1.0227
10,227

2021 10 29

1,068,846

1,368

1,067,478

1,000,000

1.0675
10,675

2021 10 29

179,445,647,227

122,259,438,710

57,186,208,517

32,434,691,879

1.7631
17,631

36/82



EDINETOOOO
o o o o =X 22 )
OOoooooooooooooooooood

[ ]
2021 3
[ ]
2021 10
[ 1
2021 3
16 38,024
56 286,804
72 324,828
[ ]
2021 10
15 34,868
55 301,318
70 336,186

37/82



19

38

193

37

36

52

38 57

2020 1 1
EY

193 1

2020 12 31

2021 1 1
EY

38/82

EDINETOOOO
o o o o =X 22 )
OOoooooooooooooooooood

38 59

52

2021 6 30



EDINETOOOO
o o o o =X 22 )
OOoooooooooooooooooood

1.
@
(
35 36
2019 12 31 2020 12 31
509,244 792,111
700,000 500,000
1,802 1,791
21,559 30,575
66,346 172,043
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