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128,700,796 77.94
174,314,202 183,758,996
100.10 100.10
10,000,000 4.25
10,010,650 10,010,100 {2022/11/21
2021 12 30
4.25
77.94
82.18
2021 12 30
1.3434 1.4278
13,384,885 50.13
17,981,634 19,110,938
100.10 100.10
10,000,000 26.26
10,010,650 10,010,100 {2022/11/21
2021 12 30
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50.13
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10,000,000 48.83
10,010,650 10,010,100 {2022/11/21
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3,624,224 25.24
4,854,318 5,174,667
2021 12 30
48.83
25.24
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100.12 100.06
500,000,000 6.65
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2021 12 30

S&P500 EMINI FUT

163 | 4,409,028,304 | 4,485,052,498 59.65
Mar22

72 | 1,423,463,760 | 1,434,240,000 19.07
FTSE 100 INDEX

109 | 1,227,714,763 | 1,246,328,039 16.58
FUTURE Mar22
SWISS MKT IX FUTURE

41 645,241,862 659,988,480 8.78
Mar22
HANG SENG IDX FUT

35 601,069,875 595,055,562 7.91
Jan22
DJ EURO STOXX 50

302 | 1,657,162,470 | 1,681,402,093 22.36
Mar22
SP1 200 FUTURES

96 | 1,462,719,648 | 1,484,542,320 19.74
Mar22
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MINI MSCI EMG MKT

64 458,460,518 448,706,822 5.97
Mar22

S&P/TSE 60 IX FUT

12 272,084,312 278,590,963 3.71
Mar22

OMXS30 IND FUTURE

82 239,377,975 252,864,794 3.36
Jan22

61| 9,270,083,550 | 9,246,990,000 [ 122.98

US 10YR NOTE FUT
Mar22
EURO-BUND FUTURE
Mar22

350 | 5,211,492,336 | 5,242,216,218 69.72

180 | 4,101,903,198 | 4,029,078,618 53.58

CAN 10YR BOND FUT

89 | 1,118,444,465 | 1,139,528,232 15.15
Mar22

EURO OAT FUTURE
70 | 1,519,869,866 | 1,491,859,810 [ 19.84

Mar22
EURO BTP FUTURE
35 686,593,533 672,524,555 8.94
Mar22
AUST 10Y BOND FUT
43 500,641,982 504,628,748 6.71
Mar22
LONG GILT FUTURE
12 235,516,156 231,928,560 3.08
Mar22
2021 12 30
2023 6 16 4,200,000,000( 4,200,000,000 31,452,000 0.42
2021 12 1
1
166 166 0.9946 0.9946
(2021 6 8 )
2020 12 28 1.0330
2021 1 46 1.0090
2 66 0.9492
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3 92 0.9707
4 146 0.9780
5 163 0.9967
6 196 1.0060
7 238 1.0337
8 272 1.0443
9 312 1.0069
10 356 1.0206
11 405 1.0453
12 448 1.0640
2021 12 1
1
Qo 5 8 ) 134 134 0.9947 0.9947
2020 12 64 1.0239
2021 1 74 1.0057
2 89 0.9598
3 121 0.9764
4 131 0.9820
5 135 0.9963
6 119 1.0034
7 144 1.0243
8 162 1.0321
9 182 1.0038
10 196 1.0142
11 218 1.0327
12 235 1.0468
2021 12 1
1
Qo 5 8 ) 22 22 0.9942 0.9942
2020 12 21 1.0145
2021 1 21 1.0022
2 22 0.9717
3 22 0.9824
4 22 0.9858
5 22 0.9953
6 26 0.9998
7 27 1.0135
8 28 1.0184
9 27 0.9996
10 30 1.0063
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11 35 1.0186
12 38 1.0277
2021 12 1
1

021 6 8 ) 15 15 0.9949 0.9949

2020 12 14 1.0057

2021 1 13 0.9995

2 14 0.9841

3 14 0.9893

4 15 0.9910

5 15 0.9955

6 15 0.9976

7 15 1.0044

8 15 1.0068

9 16 0.9974

10 16 1.0007

11 19 1.0066

12 20 1.0109
1 0.0000

2021 6 9 2021 12 8

1 0.0000

2021 6 9 2021 12 8

1 0.0000

2021 6 9 2021 12 8

1 0.0000

2021 6 9 2021 12 8

2021 6 9 2021 12 8 6.6
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1 0.5
2021 6 9 2021 12 8 4.9
1 0.6
2021 6 9 2021 12 8 3.2
1 0.5
2021 6 9 2021 12 8 1.5
1 195,242,290 28,016,624
2021 6 9
302,493,198 74,442,618
2021 12 8
1
1 161,631,673 25,919,752
2021 6 9
150,454,279 72,764,222
2021 12 8
1
1 23,370,775 641,785
2021 6 9
14,378,296 286,556
2021 12 8
1
1 15,516,281 0
2021 6 9
4,741,127 5,964
2021 12 8
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