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2022
()
191,677,282,729 100.05
) 90,209,388 0.05
191,587,073,341 100.00
2022
)
996,923 0.00
274,122,238,411 99.02
) 2,698,390,417 0.97
276,821,625,751 100.00
2022
) (@) (@) (@) (@)

145,950,873,928]  1.2802(186,848,799,033(1.3133|191,677,282,729(100. 05

2022

) ) ) ) )

JPY

JJPMI GLOBAL INCOME FUND 1

21,036,162.874]13,600.62|286,105,004,464] 13,031(274,122,238,411/99.02

998,521  1.0023] 1,000,817| 0.9984 996,923] 0.00
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(2015 16 ) 1,269 1,294 1.0050 1.0250

(2015 15 ) 20,550 20,615 0.9480 0.9510

(2016 15 ) 43,141 43,281 0.9264 0.9294

(2016 15 ) 58,976 59,163 0.9449 0.9479

(2017 15 ) 95,653 95,953 0.9552 0.9582

(2017 15 ) 168,617 169,142 0.9633 0.9663

(2018 15 ) 225,091 225,802 0.9492 0.9522

(2018 18 ) 237,117 237,882 0.9302 0.9332

(2019 15 ) 223,525 224,261 0.9111 0.9141
10 (2019 17 ) 223,338 224,064 0.9222 0.9252
11 (2020 16 ) 197,861 198,590 0.8146 0.8176
12 (2020 15 ) 205,773 206,485 0.8669 0.8699
13 (2021 15 ) 199,107 199,754 0.9235 0.9265
14 (2021 15 ) 201,961 202,599 0.9510 0.9540
15 (2022 15 ) 186,342 186,974 0.8850 0.8880

2021 201,178 0.9398

2021 201,808 0.9465

2021 202,657 0.9504

2021 202,739 0.9513

2021 202,777 0.9546

2021 199,732 0.9390

2021 10 201,001 0.9462

2021 11 197,987 0.9354

2021 12 200,803 0.9522

2022 193,433 0.9197

2022 190,317 0.9022

2022 191,490 0.9070

2022 191,587 0.9074
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1,274,332,507

11,476,634

1,262,855,873

20,845,881,007

430,466,938

21,678,269,942

26,522,139,622

1,628,723,524

46,571,686,040

23,185,322,772

7,341,513,362

62,415,495,450

45,861,206,336

8,137,628,619

100,139,073,167

91,810,004,528

16,903,505, 282

175,045,572,413

81,576,093,661

19,488,110,746

237,133,555,328

31,689,423,627

13,899,900, 125

254,923,078,830

10,340,330,053

19,928,094,042

245,335,314,841

10

12,535,354,438

15,687,496, 850

242,183,172,429

11

19,519,575,693

18,795,263,145

242,907,484,977

12

7,318,788,271

12,868,851,909

237,357,421,339

13

9,872,234,616

31,637,978,017

215,591,677,938

14

14,880,583,304

18,096,187,481

212,376,073,761

15

11,468,058,693

13,285,306,734

210,558,825,720
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(2021 15 ) (2022 15 )
202,769,781,321 187,123,746,622
485,866,124 322,789,212
203,255,647,445 187,446,535,834
203,255,647,445 187,446,535,834
637,128,221 631,676,477
485,866,124 322,789,212
5,495,977 4,818,604
164,879,252 144,558,109
405,380 340,772
1,293,774,954 1,104,183,174
1,293,774,954 1,104,183,174
212,376,073,761 210,558,825,720
10,414,201,270 24,216,473,060
1,381,183,082 837,293,000
201,961,872,491 186,342,352,660
201,961,872,491 186,342,352,660
203,255,647,445 187,446,535,834
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2021 16 ( 2021 16

2021 15 ) 2022 15 )
10,750,090,435 9,101,508,002
10,750,090,435 9,101,508,002
33,524,813 32,411,131
1,005,744,314 972,334,005
2,449,664 2,254,899
1,041,718,791 1,007,000,035
9,708,371,644 10,108,508,037
9,708,371,644 10,108,508,037
9,708,371,644 10,108,508,037
46,114,382 52,456,409
16,483,866,402 10,414,201,270
1,081,890, 381 767,083,975
1,081,890, 381 767,083,975
836,687,914 711,480,885
836,687,914 711,480,885
3,837,794,597 3,801,823,252
10,414,201,270 24,216,473,060
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2022 15
30 2019
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(2021 15 ) (2022 15 )

215,591,677,938 212,376,073,761

14,880,583,304 11,468,058,693

18,096,187,481 13,285,306,734

10,414,201,270 24,216,473,060

212,376,073,761 210,558,825,720

0.9510 0.8850
) (9,510 ) (8,850 )
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( 2021 16 2021 16
2021 15 ) 2021 10 15 )
612,968,512 464,604,806
10,357,005,807 10,396, 620,681
1,936,695, 759 1,365,822,529
12,906,670,078 12,227,048,016
214,464,637,118 212,496,606 ,344
601.80 575.39
30.00 30.00
643,393,911 637,489,819
( 2021 16 2021 10 16
2021 17 ) 2021 11 15 )
611,951,409 653,274,722
10,336,146,417 10,384,724,417
1,879,854,749 1,176,060,143
12,827,952,575 12,214,059,282
213,594,372,016 211,909,787,223
600.57 576.38
30.00 30.00
640,783,116 635,729, 361
( 2021 18 2021 11 16
2021 15 ) 2021 12 15 )
645,537,863 521,612,007
10,334, 388,351 10,356,394,004
1,824,927,987 1,176,832,272
12,804,854,201 12,054,838,283
213,036,614, 454 211,017,716,703
601.06 571.27
30.00 30.00
639,109,843 633,053,150
( 2021 16 2021 12 16
2021 15 ) 2022 17 )
498,653,896 629,537,600
10,365,271,513 10,344,109,511
1,809,987,922 1,055,926,779
12,673,913,331 12,029,573,890
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(2021 16
2021 16

566,186,990

10,360,881,645
1,648,040,861
12,575,109, 496
212,646,786,108
591.36
30.00
637,940,358
( 2021 17
2021 15

463,809,822

10,371,655,695
1,554,501,481
12,389,966,998
212,376,073,761
583.39

30.00
637,128,221
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210,593,957,370
571.22

30.00
631,781,872

(2022 18
2022 15

525,131,910

10,360,487,320
1,045,956,196
11,931,575,426
210,697,524, 440
566.28
30.00
632,092,573

(2022 16

2022 15

536,452,447

10,361,130,349
932,517,030
11,830,099,826
210,558,825,720
561.84

30.00
631,676,477

)

)
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377,460,311 4,632,743,187
377,460,311 4,632,743,187
2022 15

146,156,171,696| 187,123,746,622

146,156,171,696 | 187,123,746,622
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3,667,118,565 2,870,344,238
1,000,817 997,023
287,405,754, 398 267,201,340,825
291,073,873,780 270,072,682,086
291,073,873,780 270,072,682,086
803,948,926 681,596,546
803,948,926 681,596,546
803,948,926 681,596,546
216,209,015, 942 210,407,009, 372
74,060,908,912 58,984,076, 168
290,269,924,854 269,391,085,540
290,269,924,854 269,391,085,540
291,073,873,780 270,072,682,086

16
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223,673,459,211
16,369,950,844
23,834,394,113

65,170,072,686

151,038,943,256

216,209,015,942

216,209,015,942
13,009,693,283
18,811,699,853

64,250,837,676

146,156,171,696

210,407,009,372

216,209,015,942

210,407,009,372

1.3425

(13,425 )

1.2803

(12,803 )
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1,997 3,794
27,867,984,272 18,903,663, 639
27,867,982,275 18,903,667,433
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998,521

997,023

998,521

997,023

0.0%

0.0%

997,023
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21,036,162.874

267,201,340,825

21,036,162.874

267,201,340,825

99.2%

100.0%

267,201,340,825

267,202,337,848
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(2021 14 ) | (2022 14 )
6,228,002 6,226,798
6,228,002 6,226,798
6,228,002 6,226,798
614 710
2,217 2,480
539 612
3,370 3,802
3,370 3,802
6,203,087 6,223,017
21,545 21
106,306 109,324
6,224,632 6,222,996
6,224,632 6,222,996
6,228,002 6,226,798
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2020 15 ( 2021 15
2021 14 ) 2022 14
2,800 14,100
2,800 14,100
1,010 1,408
3,856 4,917
930 1,212
5,796 7,537
8,596 21,637
8,596 21,637
8,596 21,637
100
22,516 21,545
8,269 71
8,269 71
544
544
21,545 21
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10 2022 14
10
(2021 14 ) (2022 14 )
4,110,503 6,203,087
2,191,732 19,930
99,148
21
6,203,087 6,223,017
1.0035 1.0000
( (10,035 ) (10,000 )
10
2020 15 ( 2021 15
2021 14 ) 2022 14 )
0.049
3,756 3,018
204,139 205,138
102,550 106,306
310,445 314,462
6,203,087 6,223,017
500.46 505.32
930 1,212
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2,908 14,099

2,908 14,099
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2,792,644 2,802,474
3,433,235 3,421,387

2,420 2,975
6,228,299 6,226,836
6,228,299 6,226,836
6,116,679 6,129,342

111,620 97,494
6,228,299 6,226,836
6,228,299 6,226,836
6,228,299 6,226,836
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4,058,379 6,116,679
2,160,930 19,640
102,630 6,977
6,116,679 6,129,342
6,116,679 6,129,342
6,116,679 6,129,342
1.0182 1.0159
( ) (10,182 ) (10,159 )
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(2021

14 )

(2022 14 )

8,392

21,528

8,392

21,528

2022

14

1,800,000 1,808,424

850,000 864,390

400,000 402,488

150,000 176,311

50,000 57,879

100,000 111,895

6 3,350,000 3,421,387
54.9% 100.0%
3,421,387

3,421,387
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MRNEDBGkM, Rog 5PN pe e pmLIw 0 oo
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;]':]l.l Parkaging Facce BT, 144l 5D §, 165, 090 5,13, 900 Loz 1ES 1608/ maz o
ERE ] Migeria Goverrmant Ford, Beg. 5
Teiviun Bakigiog Finscce BY, D44 1.5 211747 {15 4, 580, n0n 3,44 T4 ooz
Usp sELM0  4maem om T
1_‘ Wmﬂ e 8, B 5 [
v g Firones B,
pt EUR 5,044,000 5 DEED 03
[lh".ll.n Fitanes Netherlands B, Big S
| ] |4 F4:18 .
5 LI% &y ElR Lo, oo usge 0w mﬂ;’t“:‘:‘”‘ Rog. 5, RME.B  op 044,000 S025,187 003
t?m?fla‘mla? BY, Reg. SLEIME oo 7, 970, 0 3,007,600 000l ExsinozASAZ 3TSNIZMS030  USD % 470,000 L1551 _ ool
E 184 544 0
U pober Finazce BT, Reg. 51,3638 IR 109,800 W o
i/ - 0
Yolragm bt etz F oo M,
g, 5 1.8 20000 ER 100, 000 106, 54 n.oo r@mmﬁ Boad, Teg. 34.75% e 2 700, 000 2,705, 56 a0l
Yoliregm b emtamal Fioooos M,
g 5 LBS WIET ER 1%, 0 09,555 0.00 Cuan Gowrnment Bond Reg 5 pep  gigg zenmz oo
Vauwia Finanee BY, Leg. 5 135K 5. J75K /2030
1Y aR 1, 0 wLar e m’g‘;"“ Bnd Bep. SO e 2200000 L9053 001
Toonwia Finance BT, Teg. 5 1358
G0 R 160, 00b url 0.0 Oun Goverrment Bond, Bog. 5 )0 LOSSO00  LTEOTY OO
0P Exrebond BY. ZEIT L 35% 1. 3758 2812052
15/04/2028 ER 160, o0 M08 000 mmh'“mm T 36T e LETLO00 ZIGEEWS OO
IF Geroge Frsace 2, Reg. 5 258
W e L LU :‘@?‘m‘;"‘“ B, Lag. S65% 761, 000 SIBS0E .00
LigpoBandCa BY, Rug 53.275K —_—— ——
P~ ER 18, 160, a0 LB, 316, 630 (] 11,275, 503 [l

97/213




JPMorgan Investment Funds — Global Income Fund

EDINETOOOO

O00DOo000O000oo00ooOoOooOo(Ece264)
Ooooooooooooooooooad

158 41 (AL 2R A E (FeE)
20F 1 2R B RE
WA WAL
aihd & A
RS Y BRHESE WS (2-0) HAMN) T A AN SESS RE (1-0) BAN
YTy 74 U
Faki [T Reg. 3 i ETet ,
asbawnn e D L Lmnem gm DR OnmeSeRE gy gmas o
Paistan Goveroment ond, Tog. 3 1 inad
D205 U “T o L “""-":_ 0.00 m;m:mmmu USD  LGS0L000 LMD 0L
e 1.1 B8 Philipgine Geverment Bead 1.75%
e - s 631, 000 94,320 000
_ Philiggine Government Bsad 1.5
mﬁ;;:@ csm Bop ST Ny UsD LTI0000  LG43EE OOl
Carnival Corp , Bog. 5 10,1358 otlie 0
v g 5 10 HR BESEM0 LTMLIZ 043
e #—Fy ¥
Bwpresn e Trmmizim Elettric 5,
ush 1,360,000 L4308 0.0
:?- 35-::""“'3’“5“& - m;mnm Bond 319% ey 1500000 ZMLEE 00
ETEmA ermment
L6/3/2005 e LW LN D TRl @8 ol
Pirima Government Bond 3. 575%
L1 o sD 5, 710, 90 5, &1, 1% 0oz b Ha
Panama Governaent Boad 6, 7% AP - Energias de Prril 34, B 5
26017203 isp LESED O LUSTE DAL R EVR 000,000  S6B.M00 04
Panena Government Bend 4, 5% « Burziss et
rerb Usp LELW0  LTI4W D ?mm WieS og 200, 000 AL 000
Pamema Goverraent Eond 4, 5% W6 o 008
DL/0472056 UsD 1, 320, b0 Lwe1m oo [
;;nf:‘;smm‘ Brd 105 1y 900, 000 BLEs L BE—A
ot Goreromest B, Reg 5 3.2
Balm o e UsD 1300000 LASOM1  OOL
A5 27 $eF0E “““““;’“""‘“’“" BeSi oy apsnem zmmms om
Parapay Goveroment Boad, Reg. 3 T
41 miayen vsp LELW 4MR Ll T&;‘;"‘“ Bood, Reg. 545 ) 1, 190, 000 LISLTE 00D
Farapuay Geveroment Bend, Reg. 3
UsD aTSLM0 510,30 002
618 11/08/204 :‘:;:";;;;‘;ni?"‘i B yep gm0 smsE L0
?’WW“M B S yep B, B0 mLmE 0o
B 118 Catar Goversment Bond, Reg 5 o) 460,000 51914 002
Parapaay Gaveroment Boad, Deg. 5 ey, 2 20 80 TR T 4 BLTH 14052040 '
5.4 0L ' L ’ 14340882 Q0
Lo 00
A—m =T
~AA— Rosaria Governsint Bond, Fig. 5
Perw Governuent Bund 41358 Lo Lmm  aw NS weH uen 3000000 1,780,405 001
S Romnsia Governount Bund, Bog. 5 gy 553,000 50,058 0.0
T;Tf%;“““ Bond 5.625%  \ep LT 0T 0L ﬁ:{ﬁm 1.6 '
Elfuuu.]m::&l Peuss, AT Lm0 LIS Lo AR 0Wene EUR 3,750,000  SOELDGZ 002
bl Rosania Goreromt, Boad, Leg, 54%
I:;mll:ls?il Pru 3, B 5 5628 15D 1, 3,50 1, 8,18 T usp 1, 092 000 oro, 762 nm

98/213




EDINETOOOO
O00DOo000O000oo00ooOoOooOo(Ece264)

OJooooooooooooooogodo
JPMorgan Investment Funds — Global Income Fund

158 41 (AL 2R A E (FeE)
20204128 31 B B
WA WAL
aihd & A
RS AR BN GELE WS (1-0) MR T AR GhSEM Bl (-0 BR%
mLT Serbia Gorerneent Bond, Bug. 5
A EIR L0300 LISSE OOl
husim Foreim Bond -Burebond, . L, 00, 190 meE 00 511N 190 W
Bag. 5 4.2778 W03/20 Sorbia Conmaect Bed, 8g. 519 o0 LU0 BOSHES D4
Duzsim Fureign Bond - Bursben, B ] ' g
Beg 51070 AN o AERE ABRE M sbis cormennt Bond Bt S ep 840, 000 §TETI2 000
hussim Foreign Bond - Burobend, - T 011 a0 e
T 5 5.16 RIS 4 80 1, : L
ussian Foreiga Boad = Burebond,
Teg. 5 53758 16/03/343 sp LR SR DR g 7%
il""“s";‘;}_'?y%“‘m;f‘m USD  LEMM0 LG5S 0.0 ;‘;'ug:‘““ Uik, . 5578 ey 01, 000 T LW
To e 0! ?E‘sﬂiﬁoﬁﬂ: Ld, Beg 5 ey, LESLOOD  L3BOMD DL
T e sima Ty matslE g s smmroum
. UsD 7,00 e LW
A0S ‘“’;,g’“ Gowmeck 300628 pep  somon sEBT 002
Souli A il Co., Bog 52,28 w5, 8 N LR
wimn : " South driea Goreromct Bod 5.1 LEOLOOD LML B
m;];la:m il Co., e 55,28 15D 758,00 55, 47 nm e 11_]‘1!!!_(55 T
;‘:m“‘“m" MR opep  amee L1657 0Ol gery
Saudi drdb i 011 o, Reg, 5358 Howngodk Life lnprance o, Led.,

Lirdin " D LELM LTI 00 gyt om oo et U 1000000 23082 00t
S Gowerrent Bood, g, 53,28 L 4m
Peripoin UsD LIS LE%TR 00 e
Sl Gorwerraent Bood, B, 5078 S
it o LERED ORISR meadibetuen dmetriod, o 13,600,000 L4, EIED 006

5, RN B Perpatual - 626,
Sui Goverrmmt Bond, Beg. 5 o 230840 TUS UG BN By 35, )
5.625% /032008 - e A Bealibetusatgetrid, o R000,000 3BEEE3 002
Swoli Goverrmint Bond, Reg. 5 V5D 2 400, 840 T . Sé:’ﬂ ::.EFI Prretual 2
4. 625K D4/10/2047 ' 83, : ""“5 iflee m“’“’* EIR 200, 000 WETE 000
Smls Goversent B, Leg. 5 55 By 5 LM
tein D LHLME LEAIS L0 Geobibeluemiwmrd, oo aom wee

: g, 5 00048 15118
Sl Gorwerrment Bood, 2. 5 5,23 UsD 250,000 51 43 oo
08 ' -%  Banco Santander SA 3.49% o, 800, 000 LI OO0

2/05/2030 '
14 45 0% 06 GulzeBank ———
F."'?ml“' SRR or amnow smesms  am
st *:f;#m Bog 5 CaixaBark 4, g, 5 LIS% oo ann, oo GG 000
aoplbovemetbod e S yep e Lms 5% 000 L9/06/7006 '
o i Collmx Telocon 50 1695 REILIOD 7RI 003
Senegal Govermment Boad, Bog 5 =D 1, L6, 090 1,043,00  nooL 25D/ E02E '
BT 130y ___ Collner Telveon 54, Bag, 5 2.305%
LU0 00T e e EIR Z 500, 0ag e M0 Ll
AT g LRI g qmm zmms am
Sathia Goneroment Sod, B 51,28
T Usp 728,800 nosz g feollhieus e SUE g W00 WLED 00

99/213



EDINETOOOO
O00DOo000O000oo00ooOoOooOo(Ece264)

OJooooooooooooooogodo
JPMorgan Investment Funds — Global Income Fund

¥ 35 1 (AL H0AAE E)
20204£128 31 B B
WA WAL
aihd & A
B AN BN/HESH W (-0 MAMN RS AR AKNSESH W (-0) HE(N
UrfelsS B SLEZB DS EUR 13,647,000  LLMLSE 006 Nriawbidoliog 2 SEPR o
! ROIAN00 I TMLSM 012
Grifels i, Log SLONOLUS/2005 EUR  (3,BS0000 L4 DAL ZBE 005 QUIYR
Grifols 3 . 5208 BAYNY  EUR BMLM0  BEATES 004 VoiwCrd Dy SHHOVES ER ILSOS000 LLBELEE 005
wrmmusm ER WL LWRIN 0Ol HTEE _OE
Dherdzols Fimnzss 5, By, 5128 E¥e
1R R 1w W . Credit Suisse Grog 6, 180458 |\ 3 310, 000 ML 00
loria TelecomBondio 34, Reg. 548 BIR 7,75,0% B, 114,073 0 I !
T ' ' - Crakit Suisse oo 45, PN, 1AL LG 435,000  L4,10RB20 008
Telofoniva Baisiones SLAT08 o) 8, 515, 00 @015 gz i Pepetul ' e
b dakags ' Crolit Suisoe Grog 0, PN 10 e,y gmppgn mmasp e om0
Tldaia isos %, g 5008 oo ., 800 ma s ngp 545 Feetul ' g
wANIE © Coadit Suisie Grog 85, PN, 1AL II05000 MTILME D0
Tel efonicn Emisioras 34, Beg 5 oE 108, 800 w3 AT ppn %119 Perpetal e e
1.0 05/02/2004 : _ Credit Suisse Grop o5, FHE, 1840 U000 4S0ML 002
WA B Ga8 L Firpetual 5085, e
Crodit Suisse Grop A5, FRY, 1844
- 1.8 Pupetaal USD I3 OTG000  IBERTTL 009
:;ﬁnwm BeS  ysp 1,549, 990 HLM LM g;‘m L8058 pg 100, 000 XU
g‘.“ﬁ"’;f:w““m"i”h" B3 oysp zmeew  Losos o m”““” WIME R 100,000 a2 000
;r;ﬁh;amm s §, 044, 90 305,38 0L f’;:: ?ﬂ;’.ﬁ?’”' b5 W e 15,762,000  L3.575,50 006
?’ﬁ“ﬁmm MES o Lsmom % Lm mﬁﬂ MG FRL M8TR  yo s 255640 DL
T AR MR GO UEsGrop A5, Fep 5 FRDLES
Py Ny EIR 200, 0a0 201, Gk non
mERRE WSGrow 6 Bep. 5 NS IR pep  goeom s 0w
Ardgh Paskaging Fimese ple, 1444 S0 19, 142, 990 LELIE B Perpriml
m ﬂmfr R : R ' 'ﬁm‘ﬁ B 5 PSTS pe  poomo maoMe 00
isg, Foangr pl
L S8 1506008 B RELED SELES 00 st der 5 BB UED BOZ5000 BL4BHMD 00D
kb Padgiog Fomerple, B 5 o - O e '
L 0S8 15082008 LR SIS 0E mscremss b SNy g Lmees oS
o5, 060,027 11 Ferpetusl T .
-4 I:?'::L—’j_" -
Dometic Group A, Beg. 5 3% &R & Ledk i
08/05/20%6 SR T LRI M kit boment el B S S0 LOES 000
Grensha Hand]shanken A8, Rep. 3, D 800, 000 AL LM 1S Wonfg ' e
FR 6. 25% Prrpbual ' : T G0
e e B, 1t 5 gy 168,800 mns e
e ey b It 3 gy 108, 00 WSS 08 g WheS e s LHS©0 00
Terizere Solding A8, Rep. 535058 Tierkey Government Bond 3 258
Y EUR 6,455, 00 G, BLE, 266 0.3 EY - i} 4] 1, 680, 0ag 1,375, 115 nm

100/213



EDINETOOOO
O00DOo000O000oo00ooOoOooOo(Ece264)

OJooooooooooooooogodo
JPMorgan Investment Funds — Global Income Fund

BdE AR FFIREE (E)
20204 12AN BB
WRE!- WREI
sbE & B
bk 3 AN BR-SESS WE (-0 HEMN 3 gt 3 AR BNSESE WE (-0 BEm

Turkey Governaent Bond .75 | Tenw  gngm oo Bl pledsmAsaE s GIL000  S6TOS0 003
L3 2024 Barclays gle, Rag. 5. FIN 1.375% BR 100, 000 WA L0
'I.'u;l;;!ﬁwamnt Eexd 5. BX 5D 2, 340, 900 2 430 6 il ol T
WLL202% ' 5 " 80 tetimal Finer gls, B 5
Tigkor Govecrment Bd . 815K % A IR LA00LO0D  LARFS QM
U0/ 2026 o LMW LBART OB ool el B 5
NokerGoormnt BedS. % (< e s o A28 EAD BIR WLI0 uLM oW
Lraizis & Boarpy Capital ple, B, 5120 300, 00 L0 0o
Tlﬂ'k“ Government Boed B4 =D 2 710, 40 1, mal 218 0.l Wlm !
L i Boparan Finance e, g SLE% - o E5L000  GELZLISD 003
Ty LTS o Laeem  we® o W/ '
T o o m::lum”h' ANAIR  yep s S O
P ;‘:b;“llw‘“”“' TR g wemom  sL 0L
Ulraine Government Bond, Fag. 5
L% /032 WD LEm o wE o w SRS iR gy W00 B 00
Uraine Government Bond, Fag. 5 i P
1% w/wue =D flELB0 hTELER DAL :;‘g’hm“ miple Bg.5 g 3000000 ZBE5E00  DDL
Uiraine Government Bond, Fag. 5 ;
B — UsD 1, 550, 0 L4773 L ';‘ab{;;;;-:m ple, R SRR o 10, 100 LM Lo
Ukraine Goverrment Bond, Fog 5 :
7.1 /092005 =D 1,400, B0 1, 31,07 0.00 Efflng;anh Feg. 52.075% aE 3 550, 000 3,478, 722 o0l
Ukraine Goverrment Bond, Fag 5
1% 8/ 2 UsD LEsLM0 LELI% 0L : mmlph. W e aue  wLE o
UkraineGoveerment Bond, Fog 5
7.1 o/o/ma Uso ImWw Lbaam Al ﬁm?;:nzp:h' B SLIME g joonen LOoE 2 nOS
m‘ﬁ'ﬁ;‘m BeS  yep L0000 L001B 00l ERChldingpled WISV USD GO10,000 5007100 002
. HGBC Holdings ple, PR 2.357%
m:;;};;;m Bug 5 usSD 2,710,090 3,008,088 000 1308/ UsD 1, 350, 000 1,137, 75 0.on
ek HSBC Koldings ple, FEN 6.5%
ﬁ;ﬁ;};&l Bond, Beg. 5 SO 2, 705,890 3,411, 38 00l Perpetual =D 14, 470,000 13, 260, 393 006
A m::ﬂ““ e, RNBBIS yep  osnom asmEE om
TS U ot fe SR 301, 000 S4,660 00D
o Db Goveroment: Bend, Reg. 3 .
15 1o UsD BTSLM0 602,03 0.3 ﬁ ::l] erole, B 5, ATE GLULNE DTSN &0
Ko Db Covermmeat Sl Rig. 5 _
vsD 3,000 3000 0L
11258 300/ 200 ", . g;.ﬁfm olo, Ber. 5.0 e a1 om
A .04
ledmd Booo gle. Tag- S48U% o g lnuLmE 006
-] mww_:s : .
Mwdmasle B LI g g w0 e DR AR RIEL 0w
btemat o] Gar Tedoalogy phi,
ﬁ ;g;::;plc. MALS o e LI LS B R 19 .t;:é P s 655000 56,403 003
Barelarr pls, FIN 50000 V0200 USD 7, 90% W0 3,69,M2 gy Dtematiosl Gae Tedology pl, EIR 7, UGS, 000 TAEMS 0D
Barclars gle, 518 7. T9BPerpetial  USD FO500 5 m46M ooz B 5 AT LNDE

101/213



EDINETOOOO
O00DOo000O000oo00ooOoOooOo(Ece264)

OJooooooooooooooogodo
JPMorgan Investment Funds — Global Income Fund

BdE AR FFIREE (E)
20204 12AN BB
WRE!- WREI
sbE & B
bk 3 AN BR-SESS WE (-0 HEMN 3 gt 3 AR BNSESE WE (-0 BEm

Internstbmal Gane Tectwology ple, Yodsfoor Group ple, Erg. 5, RN 314 —
Ree. 5 3.3 15002004 ER  ILESW0 1L DS EIR ILIS0000 LGS 005
Intermatimal Gane Techookogy ple, Todafnae Growp ple, Beg. 5 1.625%
g, 52455 1404/E03 BR ILUaM0 wummm nes A IR 100, 000 TN TR
Land Bower Akt le, .
::“; s ER O RNEN gesus gy YRAmMBI T pg 10, 009 WZLHE 000
{j:“; e BR 2700 L0008 0 M1 148
Marks & Spescer ple, 1944 71008 USD 100, 800 o, 268 nm TAUE
o1t hott aborstorins A 30/ USD R.000,000 15,695,430 0.0
;:rl“"'ﬁ*hﬂ 33 o 100,800 W &S 000 MSFie Dnc DIWIB/LN EIR 10, 900 104,085 0.0
e B, e, 265615128 BIR 100, 000 UEAM 000
"'W; W""{ oL B S emo pmnew 1316060 .05 Mb¥ie, Inc 44105046 USD L616,000 1668856 0.0
FON 5.9 Fupt e, Ine. 4,579 1410/048  USD 1, 290, 0o L4225 oo
:In?:;: Balling Swiwty, B3 o 20,000 W00 000 AECOM 5. 125% 15/03/2021 USD B4SLOOD  7.BMD,456 003
Nt Gopple, DITPptsl  USD GEGNO 500N 00 bt U ISE300  1nmm3e 00g
m?ﬁ?;”h' bl B oo 500, 000 @0,50 000 Metns, Dnc 479515032046 USD  RTS5000 MMM 002
oo Fode Bondn ole. e detna, Tnc. 3 BTSKIS/N072047  TUSD RUZLIOD  TBIZLEWO0 D03
s yms | BR IISM0 10017 06 Airles G LISOUING  USD 1, 211, 000 LOGL3D  L.OD
: illeghoy Tedookein, be. 5809
T;;;;;ﬂu ple, Feg 55.5% IR & 8L LUOLIE DA W UED 5 003, 000 2,580, B38 nm
Tl eBorce ole. 1444 5. 75K illy Fiwecial, be, LRSKISVSOR  USD 2000000 LLATO,TES .05
lsﬂmu;; Lot : Uso 5,00 5,153,685 02 allyFieial ke LESS2I0EM USD 2 101, 000 LIBLITE 00
olls-Rores gle, Tog, 5 4.815% illy Fameial, ke, 5550008008 USD BRETL000  SIBEAD D4
mirFae : EUR LT 410,15 DAZ  allyFawecial ke AESEEDMES  USD RATLIOD  BENLAES D4
Bolls-Royce plc, Feg. § 5.75% illy Fooeial, be. STR20IMES  USD  DSO6T000  L4,50L156 0.0
wra GBP LEE M L M50 0L ullyFimechl, b BOMILN USD 50000 GIEEEE O3
St [N Groug Boldiags gle dleeis Groegy, be, 298 19000 EIR 100, 000 08,3 000
ey Sof e Yy AL 00, 000 WELEE 0O i Grop, b RE GV USD BUDLOOD  GBEGEEE 003
: . e Graip, boe. 5.9% WA USD 540, 000 BLEABD 00D
Satand Holdiags pl,
L Pl cEP LWLED LALET LA eaCap SSIOUNN UD RMEW0 28EW5 L
dnerican dile § Rifacturng, [ne.
h Bondeo e, o
mu mfu?ffz %;5 Beg- 5 BIR 1, G0, 84 LEE00 DO gasg oyatans usp BB T05000 MBI ED DL
wmie ple, Beg 5 LETSR dnerican dale § Bafacturmg, [ne.
mﬂ[ﬁﬁh L4 BB 8, 535, a0 B, 072, 419 0. 5250 1503205 {15 15 718, 000 16,575, 591 ooy
i dniriian dile § Bafaturng, [ne
;:;w ;:E:' Teon Sevicn g, oo 20,000 WH 0B el UsD RUSSOI0D  TIIME 003
driczn drly § Benrfaehuring, [ne,
:.‘n"hf;;'] Frsoceple, B 5298 oo 3, %0, 090 L8 00l garg oueis usD 4 792,000 L4 mE oo
i : frian Intmtical ex,
imotdafone 16 S g e DT 0B g U0 BRI SIAW o
Tirgsa Kedia Secur od Fasic ple, daerican Tower Corp., REIT 1.95%
1t 555 AN/ F Ush 7, TEE, B0 61N 0O g 2114 ann, oog IlB.M5 OO0
armexopdle Be SN g nmmem sunam L o eero O % uwp gams00 SELUE 003
ek e R T T R TN X Y : & USD  LZ050,000  LOL06,23 D04
;uhlmrl.‘-‘mph . 5 FRA.E Eﬁ;:mw EITLE

102/213



EDINETOOOO
O00DOo000O000oo00ooOoOooOo(Ece264)

OJooooooooooooooogodo
JPMorgan Investment Funds — Global Income Fund

128 Pl AR (BE)
2020412831 B 1B
WRA- WAL
ahd 1]
B AR BR/GELE il 1-0) ALY ERS AR BNGENN W (3-0) BR
iz Pater Gpital Corp. 343 Bak of haarica Garp. , Reg. 5, FIF
b USD LW LTRIB DL g EIR 100, 000 WisH 000
BaeriGas Partners LP 5. 25K w1 WI’I‘-I] Lomp. . 1mfnr usD L1, 219, 000 L, 268, 710 0 D4
2005703 USD WLM0 LD DAL e ccivaltonp AISEOGABANY USD 6595000  GAGLAE  0.03
m&?““‘“ WSS w0 oz wmLW 06 mﬂ“’“‘“" e 3% yep ams00 esmEr 00
i ST yep e nmse  nm o ndeRO LR g W0 UBLE 000
;;;‘,;;E:““‘“’ P51 yep 6, 000 w537 om ;}:;:;: menmdlo 308 pen  mosomn 17070%5 006
:’S;;;E:‘m Cor LCAT  yer  |mss  zmoie  om ihs,lfud;?angt oRop LB SI85,000 5S40 002
mw brldele, ke yep ameme  smse o f‘;}g’;}"m;’;“' Reg. SIE% pm 4mn0 eTILE0 002
f:‘m“" brldile ke pep  gasew w0 mmm By G A8 e RO LTME LI
m’;\;’;ﬂ“’ boldle ke yep  pmsew LE0gR ol i‘:‘sﬂ;iﬁﬁ Financs Gy e LI LMLEML 00
::‘;;';J'&' Woldile ke yep G Gzoe 0 m;‘mﬁﬁ Financs Gy yep M0N0 ZEELEL Lm
e R G SRR gsp mae 0405 06 mg;;m'““‘ WIS yep g 4TLE4 0N
ntiro Risour cas Corp. 5. 1258 St Seamtific Comp, AXOUDMEE  USD % 575, 000 TATLEE O
A/ VD BEAN DEES DO g nSciemtificCorp. 265K
Anthem, [ne. L1SSIS/S/060  USD SO0 447013 002 OL/OE/2030 L L LU L
Apache Corp. 4.8 15102008 USD LG LA,2®  0.0L Boyd Geaing Corp. 637K
Aache Corp. 4.8TS8 15/101/2007  USD 3700 LEL28 0.0l 0L/04/2006 e el L
f"m‘;ﬁf’“" e, WAL yer  pmia  sull D f;;’;:;;;’f fmerics, a5 ey, L975000 LBTAN 0D
f"““;n“fm be, WANS  yep  Lmame  LenER 00 m“""'““ ke ¥ yep RITSIN  SMILBE LI
ATRT, Inc., FIN LATIR I’mrlml ElUR 1, B0, 0 1, BLS, 300 0.0l EPCapikal Markety America, Int.
ATAT, Inc. L6%19/05/028 EUR 200,00 TLEL LN LT LN = L
ATAT, Inc. 5 5% OLMGAI04L  USD 7, 115, b0 G, &8, 02§ 003 Brigtol-Mpers Sq'III.H.LI Go. 2.3
ATAT, Inc 4% 09/00/0048 USD  S,ELOW 5 MO5E 002 11/ vEn RS0 TImED 00
RTAT, Dnc. 3, 65K OLMGFI0SL  USD 3, T45, B0 4, 125, 991 00 Bristol-Mpers Squ:- fo. 2.5
ATAT, Dnc. 3B OL/OG/I060 USD  S,WS000  3,NL0F 001 1IN vsn L L L
f;;:;g""" e B SEB pe Lmsew 0538 0@ :‘u:;%';‘:“ SRl yep oo eEET 00
B R los LUMOVNOHS  USD BN LLGAIE 085 BulapmehmSwaBlC o oo eeo
Bakir Hughes a GE Co. LLC 4. 038 TL05% 1508 2051
1512787 b 5 M50 adLes o Callon Petrolems Co, 6 1255 UsD 432000 38, 810 0o
Bell Corp. 4 9198 1512/023 EUR 73500 0,095,006 0.03  OL0/20% 4 L638, L
ﬂ lﬂTﬁ l}: 1.::;“ lsima,rsz-n F: BR SELM0  L@nDE 0o mu;mmm;. R
Ly EUR 100, 800 M2 W .
1.3 I:I-I.l"ﬂl_.u"ﬂ!li Cotalert B Slutions, loc, g5 2 826,000 1ELET 00
Back of dmerica Corp., Reg. 5, P00 o 100, 00 wE om 1.mm
i, 308 405/ 30 Cadhr Fair LF 5. 3TSRLSOF0ET  UUSD 348, 000 L2355 000

103/213



EDINETOOOO
O00DOo000O000oo00ooOoOooOo(Ece264)

OJooooooooooooooogodo
JPMorgan Investment Funds — Global Income Fund

¥ 35 1 (AL H0AAE E)
20204F12 831 A B
WA WAL
aihd & A
B AN BN/HESH W (-0 MAMN BEsi® AR AKNSESH W (-0) HE(N
Cemteme Corp. 4 T8 150205 USD SELM 4N276 00 Cowleth Besimlon D o oo e o
Conteafoiat Energy Bouston Elmtric D 2,543,090 TALIE  BAL 415 Oyl .
LLC 159 01/iae Crom Cgtle bt emationn] Corp, BE0 L, 360,000 LTz L
CenterFoint Energy, Ine. 4 5% VED 1 15,0 TELIN DAL L83 15017060
o T2, l, O Pseing [ne 2ECOLAIOA0S0 LD LiLOOD  SBB4AEE D03
Cesturylisk, lnc. 5,88 15003/202  USD 10, 240, 90 B, TL6, 319 004  OFF Bealth Corp. 4128 250000 USD 1, G45, 000 1, 657, ET4 ool
Ceotylick, Inc 6730 00/13308  USD 4,45, b0 487,25 003 OFF Bealth Corp 4 IZHOUISOM0  USD 2 735, 000 LETE MY OOL
Cesturylisk, lnc. 1.5800/4/804  USD 23, 071, 0 25, 18, 919 000 OO Health Garp. 270 2UR/2M0  USD £, 315, 000 5,218, 216 0oz
Cestumlisk, be. S.E5 0/ USD TELMO 680 0% 043 O HealthGep. 5.30S122M1  USD 4500000 5,055,36  0.02
Ceobumlick, be. 6.3/5 50028 USD 2, 310, 00 3,087,108 0.0l O Helth Cerp. 50525000040 USD 3 985, 0an 4,376,%4 002
Chesoers Co. (Thed T I5/05/205  USD 16, 656, B0 14,085 2% 006 Deea, Dnc. 5375 GL7027 USD % 015,000 L4554 0o
Chescerrs o (Thed B ISS/206  EUR 020,000 40460 gz Dees D SESEISTLINE  USD 825, 0o TE00E 000
Cinemark US4, Tnc. 4 579 Dungher Corp. 2. 58 30/03/2030  EUR 100, 000 Lg6:2  0on
USD  L0,RM, 00 B, 3,05 04 ; ;
01/06/2023 ";:_‘1‘,""" BekinglPAE ey gggsom ssssas 00
CIT Grosp, lnc 4750 WA/20M  USD 2,409, W0 2,050,565 0.l 1A
CIT Growg, Inc, 5258 0T3RS USD B0 B3 o DPMidtremBetin PSR 1, 260, 000 LU 000
[T Grow, Inc. & ISBOR0L/R  USD sELW 4L Doz DM
Gtigrwg, T, og, 5, FNO, 5 Deere & Co 3.75% 15/M4I050  USD RULOOD  RIELEI OOl
wavan EUR 0, o 05 DO pelta dir Lioes, e ZSNZEIONMM USD a0, 000 BEZBSL OO0
ey s Operatiog U 5,15 Dbl Wiskef, kv, 3.5 190008 USD 300, 000 MIETE 000
1S V50 = 0 Hi 08 ?"”“'{f"‘“‘““""“‘”" ER 101, 000 WL 0o
Clearsar Burgy Qpentiog LG 55 e )
150 % U aEAM0 A0 0w ;f,::,’;f Corolings UG 33 yepy 500,000 245432 L0
Closlind CLiCTs, Dnc. 639 10, 800 B4 000 Dheln 595 I USD 130, 000 WS b
mﬂwsm b - M:n:‘lcﬂ:‘ 52 eyl s1an, 3. 10D,
rgy Progress
:;;ﬁ;;ﬁ;u. {The) 18758 R 100, 800 U8 000 1503/ sk 3 205, 000 LN Y
CocaGela Co. (Mo 2ES 007062090 USD 8, IS, 090 LMLEE 0 Elw“;;;' Balth, ne. 5% ey 850, 000 GIE,TEE 000
Cc:'_ﬁi?hi{“ ;”ﬁ”g Bk 1,000 W34 0M ity . LSRRG EUR 100, 000 e 000
L /vs/2ua3 £l % UsD L7900 L0098 000 EliLillyadCe LOEIS0SAEE  USD  B4.208,000 11,455,130 005
Comarcial, Uetals 0. 535K Bmbarq Corp. 7,998 DLAOGINNG  USD 1Y, 372, 000 19,410,446 008
sy SO LMLM0 LZLUE DOl B Corp LITSEOLIOEMZY  USD 4061000 4 MEBE 002
Ercoupass Health Caep, 4 6258
Comstock Rusonress, Ine. .78 |0 O v — 1) LEI 000 L0400l
ot Branls, Tsc. 4.5 Broospias Hlth Grp. 87%  yer, o smzmr om
EI!"EI;"EEI“M i UsD SIS0 4%LOTm ooz 1SS : '
It ' Brad " Encoupss valth Corp, 4.5 e BI95000  7.90,470 003
E‘;{L:m:‘“ a3 ysp amaw nmaaw o gﬁafw:; - e
ink Widstream .
UED 1, 932 0ao 1,534, 20 oo
CoreCivie, Ine, REIT 4 6258 UsD o, 374, 090 1,7, 0.3 N6 20z &
OL/5/ 203 B ink Nidstreas Partnrs 17 4.4
Cornisg, lne. 5391811508 USD  LOSOB0  LOGTH 0Ol gy USD  R4GRID TERLME 00
Coty, lie, Rep. 545 150472003 EUR TE000 1096 003 gy vilstess Patonrs 4.1
Crastwood Nidstreas Partners 1P poprerees UsD 3 151, 000 LI EE o0
UsD LML 5T 18
E:ﬂm:“ e bacrs 1P Blik Wl Feuns DARE oy yaggw sammz L
USD 10,508, 040 N S TR
TR 0L/ anis Bk Kidstrea Partners 1P 5.6% (e, 1, 263, 000 BHLEOT  LOD
Crom dawicss (L0 4. 3 S0VEE  USD 3,6, W0 LELA L sueeu !
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128 Pl AR (BE)
2020412831 B 1B
WRA- WAL
1t 1]
B AR BR/GELE il 1-0) ALY LR AR BNGENN W (3-0) BR
E:Eu;;“i‘i“ UEL®  pep 250, W00 Z7s LW ﬁ:m Crolit G WCLIBE  pep  pgpanom BT 00
i“f;f&;;ﬁ“‘“““‘“ W ysp L0000 L163,72 0l ﬂﬁ: Crolit O WCATRE  yep  pysn0m 12,5008 005
E“;“;'L};ﬁ;:;“‘“"“““‘ USD  SEEM0 LULME 0l ‘:‘;‘L{'&m Colit o MELBSE pp  goonomo 200 oo
S el ey gnsw amssm nm frLw MG UCUEE g e sweme  um
BOG Repources, Dnc. 508 150020%  USD 3, 225, bl 3, 05,500 0.0 Rord Meter Credit s WAC 42113
EQT Corp. S% 15/01/2029 USD 3,715,000 L,E0,08 000 a9 U LM 16SBA0 ol
?Tu&mr:'miﬁr nﬁ:{:n ;: USD s Lmam 0 m Dot G MEATBE o0 L e nos
= L UsD 3, 550, 040 3,767,450 0.0 .
LI ] Ford Motor Credit Co. LLC 4% S0 12,487,000 10, 658, 841 0.05
Exme bobil Corp. 0 SUS /06208 EUR 100, 800 WLEE L0 13/11/205 ' g
EovebbilCop, 2990 B8 USD 5,395,000  LE3,57 0.0l Fresport-MoRan, Inc. 5%
EomeWbilxp, LRISEAVEE  USD  LGESM0 LTO0B DAL 00/08/2027 = AN LERER RM
:3::? mﬁp;m lsﬂ‘fsl USD  5.MS00 55508 002 m;ﬂh T Ty
B W g 1, 150, B0 L15,185 0L
;:1.“: "‘“‘l Mm - . W“]’“m“;‘"‘""‘ e 4N e LESL000  EGE0ET .03
Iy Baticel Caformlicn Semieth, e 200, 000 u0,158 000
. 5 V120 R O T
Flaida e ALightCo. 306 o _— ghae o OV00/E
LA 20T Fresport-HeliRan, Inc. 5.4% UsD 2 117,000 U600 00
Ferdbotor Co AMIUMAEI  USD 700N GBI 003 IAL/EM . '
Ford Wotoe Co. 08 JU/04/2025  USD 756,000 7,575,650 003  Fresport-WehRan, Ine 545%
Fard Mober Co. 9.6198 14043030 USD 5, MT, b0 B 61,973 [ T ) T T usp 5, 215, 000 5,360, 642 o2
m Orodit G, LCS.IS (o) %5, 800 w,w 0.8 f‘;ﬁ;;ﬁ;m“ Co. L8 p 101, 000 W05 000
Ford Woter Cradit Co. 11C 3258 Coenllouss G G DIOVIMES  USD 3135000 LLOLBS 001
mifan UsD L, 0o, w0 23, 43l 0.0 Geoural Motoey Co. B8 OU'N2RT  USD 1, 5TE 000 1, B5L, 485 oo
Fard Moter Cradit Co. LIC 2,955 Gunesis Bnergy 1P 6. SHOL/TS USD 301, 000 WIS 000
ny/alfnn UsD £, 455, W0 b, TG, 4T Ll Gemwrip Enegy [P 628 1506/006  UED 3 275 000 2,513, K2 oo
Ford Motar Crodit Co. LU 3. 37% GanesisEnergrLPES IS0V USD  RUSRON0 LETLID 001
1Wnas UsD 5, 750, W0 1,501, 48 .8 Geowsiy Enwgy P F.TROUR/EA  UED B 090, 00D §, 352, 516 n.o3
ﬂm‘"m O UWLEE B nmee  1LALIE 005 m;"m“"" bnc. 48 e 501, 000 6,578 0.0
mm ilicho, WELMS  pe e w505 00 ':B;:L':;;I]“" (el 15T e, LI05,000  S,BMR05 009
pLioh LG LEAEEysp  name smeam  nm el W BT yey e Laese  am
i @ HELER yep  emes wmmes nes el W BT yen  gupme esmE0 00
el e Gt NOSUR po e a0 11;3::; ;.;!mm. e 1% po aaowme  amnms o
Mu 'Elimrlm Credit Go. UC4. 130 Uso 1, 870, M0 1, 601, 278 0.l m?‘hi Capital 11, FIN 4% ED 5 302 000 4 256, 50 NI
FordMotor Crodit 0o U3 SR By g o pgs  DlocCeg, ke Thd3E LA BMEHD LM

15 0E

1500
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128 (A 25 0R4AE (s
2020412931 B B
WA WAL
aihd & A
BRHE AR BN GELE WS (1-0) MR BRsS AR GhSEM Bl (-0 BR%
T —— Y TrogerGo. (T} L4SBOLOYAMT  USD 2000000 205347 OO0
AT w0 LUSM BILIN DN e o (b LS YNNG USD R4IL00 SOITEE L4
Goldnan Sachs Growp, Tnc. [Thl, Lrmnls, Tne. 5.60% 15004/02  USD 51, 000 S5,070 000
ke 5 36 U0V ENK 200, 00 2538 0O ) pnds Dne ETSOMONAS  USD 4045000 440585 002
WA, Inc. 5. 075K OL/0S/2023  USD 108, 000 B6M 080 LBrands, Ise. 1% IS08/2% USD 100, 000 wED 00D
WA, Inc. 5.07SK0L/02/2025 USD B3, 34,00 BLUM5T 0.3 Lenmar Corp. 4.9 30/M4/02¢ USD LS00 L3S0 o
WA Inc. 5.B75%15/02/2026 USD 43,7500 45 @850 019 Lewar Corp. 5.8TKIS1U/2M  USD SML00 4BMET LD
WA, Inc. 5.37SKOL/00/2026 USD 12,485,080  LL G106 085 LenmarCorp 4. TE30/0SM025 USD L0000 SUSH ool
WA, Ine. 5. 625K OL/0OS202E  USD 18, 31%, b0 LT, B84, 6588 O.BE  Level 3 Fimaneing, Ine 5073
WA Inc. 50755 0L/02/2028  USD 5,800 TR UL ZLOGAOOD  1R309.MT  0.08
HGA, Inc. 3 5% 01/0B/2030 USD 13,860,080  LL00LTE 085 Level 3 Financing, Inc. 5 25%
WCh, Inc. 5 SBIS/0G/2047 USD 4, TOS.0 S L0006 0.2 15M0a/226 U AMLID 420 0N
HealthpeakProgerties, lac., IEIT Linds, Inc. L E2SKOLAZA0TS  EVR 150, 000 62769 000
2,815 15/0L/301 U0 LI LIS DD s e LA ISWONG  USD 1, 035, 000 L
g'm wmmm"“ USD SN0 4015 0.2 mml Boldtings U360 ey 450, 000 MU 000
E’Il]"“‘ﬁ“m lelleFisoer WA NS o) LULMO 6 DLEW 00 f"'m",m“ ':""i whploats b88 o pogom soL®E 00
Hows Depot, [nc. (The) 4.25% Mastercard, lne. 1B BOUN0  USD R100,000 33635 00
LA/ 2046 D LERRD LI DL el s o, 4AS VBN USD LI  LIAT AN
Hoeyvel | lakermational, Tnc. O Rloeli’ 0. L ESOVR/G  USD L085,000  ZISEMZ  LOL
02 ER 400, 000 L3 MW imCpitl B, NG Papeel  USD L2500 LIWESH 001
Homet Aerospace, Inc. 5. 125% Wetlifs, nc. 6.4%15/1277065 USD 95,999,000 37,985,900 016
DALY vsD SELM0 ABLEM 0N lite Life bl Fmding I . Lanm Lmess oo
Momaet Aevogpace, Inc. 6 3T5% IED & 54 00 & 99 L B 5 0258 1006 0R1 e
DLAIS/ 2085 v 309, 2 Satmupalitan Life Cldbal Fuding 1,
Howaet Aerospace, Inc. 5. 9% Bg. 5 03735 0544/ E» L, e LU
' USD  IBBIS.M0 16,124,000 0.08
oLfwarinar . ' WIC Investaent Corp. 5.25% o0 337 000 s gm0
Homet herogpace, Ine. 6.7 L 6, 10 Lmlam ol 1508,/ 2028 ' '
15/01/2488 ' R "I 0 Growth Properties Gperating
Bystt Botels Corp. 5.5 VWS USD LS00 L3287 OOl Paturhip P, EIT SN USD 4405000 39BEWI 002
Hyatt Botels Corp. 5758 4200 USD 1, 50, b0 L9, 3% DOL L EM
Iotureatcnal Busioess biows Cap. M Crovth Preperti (perstiog
o R 108, 000 I T it ey s S L5500 LWS®3 0l
rmzf“’”“’m' USD  LEM0  L@LI® 06l ?:‘m:};ﬁ’ fakermationa] T.1% - yep 975, 000 BLE0S 000
BTN, Inc, B SIES WS EUR 9,050,000 917,17 004 MM Resores International 6%
N, Ine, B 5028 IS0V EUR 15800000 133430 006 157aSae U a0 HIMXE AL
ﬂ..:u;; .ﬁ.ﬂ :f::éim EUR 14, 086, 000 14,9593 006 m;a;: [atermational 5, T4 WD 13, 857, 000 12.508,59 005
oL/ 2008 D RIRE0 RWEE O ol 4 e o o
Johose & Jaosm 22% 02N USD LTSN LEBL3M 002 SN '
mm'::’m“' b LB e 48, 000 LT 0o m‘;; blmtionl 5.8 o, 1, 864, 000 LESBSL ol
Femedy-Filson, Inc 5 55% Midhaericen Energy Co. 4 15%
o s UsD LAEM0 LIS o e UsD LISLO  LMLED L
ﬁ';mm?‘"“ Parters P ey 1, 635, b0 LELME 0L ﬁi;;:;g‘ P Go. &30 ey 4,200, 000 L4116 00T
Kinkr boepm, b 328 U8 USD S,45,00 44016 0O Moody s Corp. 255 WWGI/0E}  USD 460,000 ZESIL 0O
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BdE AR FFIREE (E)
20204 12AN BB
WRE!- WREI
a8 & B
bk 3 AN BR-SESS WE (-0 HEMN 3 gt 3 AR BNSESE WE (-0 BEm

Worgan Stanley, FRN 0. 637%

Deeidetal PetraleunCorg. 6. 3755

o it EUR 100, 000 WLE 00 g UED SIEL000 46083 002
:;fm:;;nlm FEY 1 M2 IR 100,800 106, 153 00 ']I;E‘ri?f’ihtmlufap. 85058 HED 14, 528, 000 13,920, 388 006
WPLX LF 2. 655 15/08/2030  USD 550,000 473,06 002 Gecideotal Petroleualorp 6.8288 I[LOOD 4 MLTE 002
Nwient Corp. 5% 1S/03/2027  USD 2,540,000 3,508,150 001 OURYMN § 381, 4L
Meefliz, I 1538 BAOMHS  EUR 8,805,880 11, 075,4% 005 Oecideal PetraleunComy. 61208 ,
Mittlis, be., By. 5 B B0NAE  EUR f46500 4 TE0% 0.2 ﬂmlu e v A SR Amae
Wiflis be, S SLASIIVICES EUR 15,050,000 1040048 0@ oy Beenatioal, loc 468 - T,
Wetflis, e, S, SLESKIYOEDN  EUR 5,000,000 5,10 g IWILAE L '
nbem el Ky gece e 0w Goeneg tmstical I % ey gmmonn zoess oo
NIOE, Inc. 3 BTSN OLFLLFEME  USD 4,105, b0 400,03  npz  Ooelain Finance Corp. 4%
NI, Inc. 3375 27/63/2050  USD Lm0 Lmo4m  om  15/08/2030 = s nmLmoAh
WiSorrce, lnc. LOSK 01N/ USD a5, Lo no  Ceellain Finece Cap. £1IB o 2, 095, 000 LEELEE 00
NiSoures, [nc. 4.8% 150244 USD LASM0  LW005 g 8062
:m:sﬁms. h;!lé&'lugmﬁ 5D 500, 00 B M7 o Ol ‘,"g“"“ Cap. 6613 o 4070000 4BLT,085 002
e i) vutheen Gerp. J.
UsD 170, 0 2, 183, 487 0oL in Fi
:ﬂ LI;E:I; - - B m;"“m Cap. B31B 4o 3 160, 000 3@ am
e USD SN0 4T6AM 00 GracleCarp RECILUMAMD USD  LASIN  RIMM LD
MG By, Do, 15 IS06/206  USD pwee0  Gmagn  pgs CreleCon EOUWUNS USD  ISENN0 IS 006
WO ferw, e, 608 BUVHG USD TG00 6 N0 0.03 j‘;:;;:;'““*'“'"”"‘“ USD  GETROND  SAWEE 002
WG Beryy, [oc. 5,186 IS00/008 USD RSN LE0IR B0 R e S
Witar Logistics (7 ST (U0MES  USD 8,451, 090 nesd@ o ne G oy e 2 i) 5, 585, 000 &EBLEE 00l
MuStar Logiztics LP 6. 375K .
o UED LELM0 41T 00 OvenskMiner, Tmc 4379 o L aw e
Iﬂm:Lqi:t_i:s}Pﬁﬂlfm UsD 3, 136, D 2, B58, 058 [ :us:?l?:%:i*ﬂuntric b 4
mfmﬁglwg XL . SELM0 SEEGS 002 1L UED RIE0000  RIER 4 OO0
ribtel Ptrslom G 1.0 PacifiCurp 4. 1% DL/IZ/2IM7  USD LABLIND  Z46TME OO0
N eri S 1, 124, B0 WA S D00 0 legistics P £30% 1906 USD RAT000  Z4LET GO
. Fraghs dutostive Crogp, [me. 5.91
Decidsatal Fatrslom Cerp. .95 USP 043000 LLOESE3 005
=D 1, LD, 0 b TR ) O
[‘;"ﬁ"j’;h o 15 Pfiser, e, 255207050040 USD  R0B5000  SATe %4 002
> ‘“ irlem b 33 s S.30.00 417,58  0.07 Pfizer, Inc. 27X 20152050 USD 6100000 S,B66B0 003
e FGAE Corp. 5% OL/UT/2028 USD MG IT6000  15,87045 007
Ocidental Patzolow Corp. B8 Uso 10, 975, 990 10,M3, 188 04 PORE Corp. 5. 35N 0LSOT/2030  USD 1, 104, 000 200, 904 0.on
ﬁuﬁggmmm T . e 500,000 S5 000
m:: Prtrolom Carp. 5.6 - o Rl e, e 098 100, 000 e oo
- - s d
s 4,077, 080 4 %617 g
U hilip Borris Isteaatiaml, (. 4358
cilental Petrolem Gorp. 3.8 o swnew  pmste oo U usD LOS 000 LBEEE 00
lm“ v 1 L - . - =
Filip borris [etemestiomal, [, 4135
Occidental PocoloumCor. % 0 e s ws e WO UED 4710000 &TOSE3  LOZ
1802/ . - . vl
Onsidntal Prirslam Gerp. 4.5 Pl oz hentisl, (438 e gppigny seme L
T UsD 13, @500 15, M0,6% a5 I
1507 Phillips 664 BTEE 15102044  USD 5 180, 000 5, 340, 505 ooz
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Pisdenst Mabuzal Gas O, B, 3,33

Southmestern Energy Co. 6454

Feporels UsD LI L0 DB gy USD 10064000 BEEWL D04
ng}in 2-1315[5";3% U0 hERO 59L4m 00 SetkstenBeg G LR g 1, 47, 000 BT L0
oyt USD LEEM0 LUI® 06 h:,n'“ ztmhwh -
- uED L5000 RELET 00
CEF Resowrces, [nc. 5 375K ; 0102027
mhmugg USD qu I'ID ﬁ ¥ 5“' Hﬂ S'dlﬂlﬂm hﬁl‘ﬂ Ca. 1“'5 Llw EEU, UUU Hﬁ, ﬂr u un
B fees, b 553 OOSAE  USD Til, 000 4, B4 0.00 ::Wmahm b 61258
Rudisn Grup, Tre. 4.3 016 USD 5580 4MN0E 00 Spectrm , Ine. 6,
Rl Crog, b 435 1905 USD L7LM0 34L0% 0ol ;&ﬂmuh e o1k v 1, 367, 000 Le. 00
ectum Brands, [ne, &
Row Roncces Con AF% ye) e RuSIN 00 e USD N0 ZBEEHS 00
mhh‘i"m'““ it 5, &30, 00 5ORLDSE 002 m;;;:ﬂ. foc., Reg. 5 4% EIR £, 550, 000 B TUE 140 003
Raytheen Techow b £ Carp, 4 058 Stryker Corp. 2. R 15/06/2050  USD 890, 000 765,996 0.00
Ww; s Loy sD 4 375, 0 4 41, 163 DUE St W dstr e Bl diog s LG 5. 158 UsD g 240,000 £ 547, 346 0.02
Raythion Tectoakgins orp. 1128 T/ OW205 '
oyt Usp SELM0 B 5IB L Spoco Corp. 3.3W1S/IZ/NSD  USD 1,430, 000 LIULBEE Ll
Relis Forest Pokiets, b 5P| o, 0 BT o P gm0
B Telefler, Tnc 4ATSBOUD/ANG  USD 1, 535, 000 LILST 00
1,75 15/08/2060 1 .
5P Glabal, Tnc. 2.3 1 Usp A LWL Telefles, Tnc. £6358 1571001 USD 2 410, 000 LINESE  OOL
S liadein G 535 ysp B0 BERAD 085 Tepr Saly ltsationl, I
é"““m T T BT mﬁfﬂm b 53 B
15/11/88 Y ' uﬁm ' USD  ZR4T000  ILBES&3 010
Service Comp. Intermatiosal T.55
ST L L H&:‘sﬂ"m Crp BT e G0N 4ZEE 006
Seewite Corp. Bbematioeal 620
My UsD 1,%080 L1278 0L m E;ma Cap. 46096 o0 canmn nunwme 0o
Suvics foep. Bbemationl SUS ) B7THM0 B (BL105 D0 TenstHealthears Corp. 51254
DUG/E h et Ry - USD RS 4T000  LLEDBE 005
F:mm [:m Bimatieal LNE o BTN LELERZ D0l Tmek HeltereCop PIOLNBTES  USD 1,000 U8 000
m"mﬂim‘ o, Ohe) 4588 Tenneco, Inc. SE1S/07/2026  USD  LL10L,000 B M4E3M4 L4
o USD  LESW0 LULSE 0l m:'”‘”’f"r be. W% o 100, 000 W66 .00
Silgnmblins, e 323 S BUR TS0 SEAME LI g
N . yots bator CreditConp., g, 508
Silgan Holdings, Imc. 2,25% b EIR 500, nan 500,175 non
OL/06/2028 o hEL bR Trawelers Cos., Inc. (The! 1.75%
SWEwrgr o, S.HER0L6A0S  USD  ABLMD S BLIM 00 oy D RUAID UM oM
M Emergy G0, BT 15000es  UsD 3, 02, 00 1, 538, b 0.1 Treelouss ool
5 Ioc OLBEE  USD 736, 000 620, 669 non
:&mﬁmﬁﬁ;ﬁﬁg USD BN SAILOTW DO rhimy ke LOBISBUES  USD AGAS000 S0MEEZ 0N
i USD L1000 L0 0.0 ;:::::tmial Grp., AN LI RS 0
Seathern Copper Corp. SETSR 0 Truizt Finanial Carp, , FRY 5.00%
23472045 0, we s LW Pasetal : UsD BITAOOD BDESED 003
Southern Power Co. LBTS NOG208  ELR 10, B0 0o, 463 0o -
bt Rearor € 4 Tucson Electric Pover Go. 8 ey 1070000 L9640 00l
stern Bnergy Co. 418 oy 200, 000 T L ]
153202 W5, ne., BEIT3. 2% 1500/800  USD 1, 595, 000 LIE S 0L
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128 (WAL HOR4AFE ()
20F 1 2R B RE
WA WAL
aihd & A
B # AW BN-SESS WS (1-0) MEX) e fut AR BRSESE BE (1-0) BE%
D3] Inkermational LIE, Beg. 50,28 500 Bistribution, Ine. 51153
by EUR 4, 150, M0 LB R U5 4, 577, 000 40B4,30 002
Dodkr draoer, Tne. L200 I50506  USD WD, W0 TOET 000 WSdcquisitionCorp., Rep. 5.6
i Pacific Garp, 46 IS/04/2041  USD 20000 5,0652% 000 I/1000 BUR LS00 0T 006
lhim Pacific Gorp. 520 (6200 USD 4, 30D, b0 4,457,100 002 WTGurgy, lac L19OUO0N  USD 3 289, 000 LO0G0,ETS 0oL
[hin Parific Gorp. 393 ISW28  USD 2, 615, b0 LT, 040 DBl WXSaergy, bas, 5 1TBOLUDE  USD 7, 343, 000 BEls T 003
Doited Pmtals orth serica, Ine. W1 gy, Tne SETH ISNER USD 3 238, 000 7BED, 04 0Ol
5 59 1 b 5 Lz, LRLIN 00 o Gy, ne 4.5 150000 USD 5, 695, 000 500,121 00z
Doited Bmtals Nerth darica, Ine. P Destisations, Inc, 4 3%
s 3 B Usn W00 LB 0 e s 394,000 BOET 0O
(oited Emtals Forth dereca, Inc Prdhan Destinstions, [ne. 668
Lot TN R s e e o
(oited Emtals Morth deree, Inc } Brindg, [oe. 1 |
5,288 15070 WD AERED AW MR pameiaGpnl e Be S po 000,000 306555 0.0
Doited Emtals Nerth drica, Inr. . ; LT85 s
88 15t =D 41 JTBER DB powie [me 26 15/05/2030  USD LEILOOD  ZIMMS 001
tited States Cellular Cors. 6. 75 Doetis, Inc. 4. 4SK20/08/2048  USD 3, 121, 000 344,800l
B Oy usp 5, 9, W0 6SIM DU gitic Dnc W6 1S/05/2050  USD LM5000 3462719 0.0
Ui todival th Grovp, [ne. 4 5% SO 5 704 0 i 150, 43 e N &1
LTt S e :
U5 Treamey 2 06 3LAULA0ZL  USD  LOSBLZTO0 BS WA TR 0 DT
i ieati , Govermmant fond 4. M
Tml.ll[:-s'miatmu, Ine. 0578 IR 100, 000 14, 37 0.0 ';T-R;;ﬂ!? o s 1, 410, 000 1,363, 192 i
Tirison Coammi cakions, Inc, 4.8 Urgmy Govermeant Bond 7. 373
LM UsD 1, 555, 0 1, 626, 198 0.0l ne ik ) I, 415, 000 3,007, L1B noi
g ieati Govermmant Bond 7. B2
IE&“:‘“““““ WAVE gy summ S MR g USD  LS50000 0544 OO
i ey Gov Bemd 5.
mwm:m e, 308 o LESH LELSE DO g et % 435000 GLZEL 00
' - Govermmnt Tond 4. 575
{mnﬁmmtm MASE o e emesm 002 m{m e 0 LW LISKES 0w
Verizm Comrications, [oc, 5013 13871, 800 X
oo UsDh o ] |0 ML 0 ;
Verisen Cosmmications, lnc. 4% “wET
s R RERELnELE e et B M Sy qamom L0m@e om
Vepizm Commacation, [oc, 43628 « DB,
LA Usn 4, 350, 000 47045 ooz —TETE n
I;;:;; I;Ehw. be., 445,59 VED 10, 0,90 0w 0 Rif gy T
Tiga lubber, be. S QN USD WA M0 12,0535 00S ﬁ_mbf? ’
Radtnnia Capital Tt 111, A0 5573 2 7
et B0 IR IO s ey, i, w1 05 AT L4 000,000 EMR AT D04
Falmrt, [ne 4 0G5 29706/2048  USD 5, 607, 0 B 097,95 0.3 13 19%6bE '
Felbile, Inc, 05K 1502/ USD 7,640, 000 3,31,80% 0.l Y
Vells Fargok o, Bre. 5, FNDL. 1R
. EUR 1, 0, 40 LULED L0, . eug
VellsFargok Co., Feg. 50.5% vt Intemations] G, Beg. 500
bbywriviy EUR =0, 00 DU 00 g HKD) L, 000, 000 BEILED D&
Wellbower, Tre., BT L% 15007200 USD 5, 50, 00 487,09 02 5005 80 M
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1238 AR HFIR4EE (B
20F 1 2R B RE
WRAL- AL
ahd aihd
53 AN BR/GESH WE (1-0) HEM) L fuf ] AN BN-SESE WE (1-0) WE
FFA Tntemation] Flavers k Pragrasces,
Orper 54, Reg. 5 IR IL0E/024  EUR 7, 500, B0 9,155,008 0.4 e B Lo Wi+ sME Al
05500 004 KR & Co, Inc. B U WLEST SEEHI D04
HertEra Energy, [ne. 6.219%  USD /0,000 1LMLTE 00
oo Sempra Energy B T9% UED 17,878 E503, 163 0o3
T deems Bingine s 45, Bep. 5 0055 Wolls Farp € o 198 Pupatmal  USD 3,969 BATRHE 01
oyt EUR #, B00, 9490 5,008,9% 0.0 T A
— B r— TR
= (hing Conch Yemtwre Holdings
International Ltd, Beg. 508 HXD 59,000,000 7,068,137 Q.03
iyt e T T T T N 'E X ™ R X Ry f :
ROLAE b0 Lty o
SRS W 0180 U HA
Fr—i— -
P WUl 8 SIE Gep  nmam0  RTAIN MM A—xp3y7
T W Abri L AT L42L2E RDILBE 0D
AL Energy Ltd. N LS64 1% LLTM, TR 005
O Alunira Lid M 5740350 4 MEET 002
n;’;m’;mi:l "h - AFA. Growp AID B95,540 4,264,425 002
pred=sie » T S0 §, 115, 00 5428,760 002 Atlas Arteria Ltd. N F25,153  ZSEREM4 QO
T mm— YT Auslfet Services AlD % 153, 372 1,354, 560 ool
. = Bendigo & Adelaide Bark Ltd  AUD W45 SILWE L2
ot Charter Hall Ling Tals BEIT AU B 4553 (7,740,417 00D
A CoR Ltd. D L194789  3gEad 002
m;}m Lid Ro 539 con  gomam0 50,8 0.0z Dexus, FEIT AD T130760 18544682 009
20/e/20a2 Goodean Group, REIT A 1018990 20,666,847 012
315080 G0 fooF Holdings Ltd. D L166938  25LE05  0m
Y Mirvac Group, FEIT M 15,938,521  Hmaas o
;{1::77 - Senic Healthcars Ltd.  AUD 226, 140 4ELEI  0m
[1154 ] A
EUR 5, () 5,129, 132 Lz Spark [nfrastructure Growp AUD I, 653, 404 3,203, 3T oo
WL -, Sydney Airport AID 1, 457, 545 5.B17,%8 002
512918 80 transurban Group AlID 669,154 5755118 002
WesFarmers Ltd, AlD [O505  LHMLEME 003
FEIE Woodside Petrolem Led  AUD W50 &3E0 002
Capital EComties Propetiss ple 3 SIEEAE 8
L Ger 3, 06D, 090 3, 507, 0.z
300 0W _ Gh A—mFUT
MRITE AG IR L34 L34 OO
TAUG Erste Group Bank AG B WLH5  LEEE0 002
Bask of Awerica Corp. 7258 oMY &5 IR 12,398 &0LBE 002
Perpetual w0 e R Y- EIR W0 3ULEL oo
Ercadcom, Inc. B UsD Zm 0L L O
Dominion Enegy, Ine. 1.25%  USD or, 8 0,48 00
Enepgizer Holdings, [me. 7.5 USD 6L, 320 4, 584, 148 Lz ALArN—
Essentiel Utilities, Inc. 6% USD B0, 000 3,067,500 Ageas SAMNY U336 4005%3 002

Gilencors Fonding LIC, Rag. 5 0%

EIR
FBC Group MY EIR B3, 518 4 BI8 6 ooz
LT usp 7, 000, 890 5, 4,467 002 e

Frogimuz SADP 104, 317 2,505, 073 no
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150 Al 35 IR ()
20208 12A B RTE
RHE: wE:
&S Ptk
s MY BR-SESE RS (00 BEm e bk AE HERCSESH W (-0 HED
Zolvay SA EUR ¥,65 3,558 0 rAeEE
Telenst Group Holding NV EUR &, 51 3,926,78 0.0l China Bescarces Land Ltd.  HAD 3484000  LLBRL389  0LDS
Baruizes e Puw OO, BEIT, OOk ELIR BSLO65 LT BL2 0.8 X Asset Holdings Ltd.  HKD 5,105,500 LZU75 M7 005
305 b5 MetEaze, Inc. HID AT5,400  LD46T.%0 04
Sands China Ltd HKE §52, 400 LEE 45 00
T Tisgyi Cammen Dsbads Boldmg G, HODD 1L 142,000  IS47L 165 OO
Bunge Ltd. UsD 153, M7 B,15L,5M 0.3 Topspuets lokemstional Bl dings Led,
X Infrastructure Boldings Lt HED &L, 500 T I - HID © 320, 000 e 00
¥Tech Holdings Lud HED A34, 500 4006, 664 002 W Group Lid., Reg. 5 HD 1% 101, 000 B, 548, 55 0
Ye Yues Indugtrial Baldings Lt HED 3, 36, 500 561,218 0002 erf Feal Extate Ioeptuet G, Ll HED 1, 588, 000 BART B4 D4
70, 008 01 e Manyd Glass Meldings Ltd.  HID 3 302, 000 7,503,088 003
EIEEL®E G
FFEA
Ambev SH, ADR UsD 5850 LALEE L U
BE Sepridade Participacoes S0 BRL 1,888,715 BT, 52 003 Panco Samtander Chile, ADR  USD 9L, 571 4,558,083 .03
Tty tnibimes Bolding S Proferenre BRL 3,850 16,%0,5% 0T ARl am
36, 00, e %
F
bl o hina Coogtruction Bk Cop. '8 HED 56, 301, 000 . 266, 823 014
Mpogiin Fower & Dtilities Comp.  CAD 48, %60 662,100 003 Gimlif banocele (o, ¥ HD f 543,000 L1,767,454 005
Allied Properties Real Estate (hina Werchmts Bk G, [0d. '8 HXD f, 353, 000 1,714,014 D14
Donstamt Toast CAD LuTsE LM i el L Gop . Ll
AltaGas Ltd. CAD E I T X HD IR0 e D4
Ates Ltd. 17 CAD 0,53 LG5, 658 00l paPemlenbdmial g W HD 25, 386, 000 521268 OM
at'l. Im_ ek ot 32 E;::: g 3;.;2 g-g Hhier SmartfoseCo, Ltd ‘A" HAD § 025200 LE705,%9 0.0
=] 13 L] | RS, . L
Canadion Tirs Gorp. Lid. W' CAD LEY I TETE LG mh;m'mh g 407500 MbFLE on
Coradienltilitiesltd ‘%' CAD 452, 465 0069, 5W DM
Capital Power Corp.  CAD 048 L me4E 00 :’isfgw“m“& B gp  mmnm0 s394 00
Emera, Inc. CAD 183, 586 5@ 02
Enbridge, Inc. CAD M1, 58 G,91,1% 0.3 AL ILL
Fortis, Inc. CAD WL LL4EL4M DS n_ s
Great-Fest Lifeco, Inc.  CAD 157, %5 LELNT o
fiydro One Ltd., Reg. 5 CAD BANRS  LLEAR g ousberger Lid v el —ﬂ:'x gﬂ;
1GM Financial, Inc. CAD e, L 4 @150 02 _—
MWagna Intematicnal, Imc. CAD 150, 147 B, T3, 0% 0.4 e
Norien ik G0 W Leyim o Rewibwa s X ML o
Pexbina Pipeline Corp.  CAD B, BB 53,50 0.2 2100
Power Corp. of Canada  CAD 9, 581 145088 003
Rrstmrict Brnks btestioml, ke, CAD wmm o fEm L T T—d .
Togers Comsicatinas, b, B CAD 128,413 4,0m gy Carlsberg AS B LHE M4l sSImEL 0L
hav Commmications, bac. ' CAD 5 6,5,3% 0.3 Teyg ASS [¥K 85,515 Lim 3 00
Supericr Flus Corp. CAD 151, 6 L4L6T 0l TIRE 0
TC Energy Corp. CAD WILHE 26 EI5E 0Ll
TELIS Corp. CAD 455, 913 1L6LI5 LB FAEFF
Themson Reuters Corp.  CAD 103, B B, 04,63 003 Fortus OY] EIR TI0 T LR 006
Toronto-Domindon Baek [Thel  CAD BES, B2 B0, @04 013 Fone OY] B EUR 9,433 46IZ155 002
TN B 1067 Neste OYJ EIR 75,889 45M.M2 00
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DRI IR (E)
20205F12F 31 H B
BRE:- BHE:
aihd &hd
bk AN BRGESE WS (1-0) BEK) e fut AR AWSEME BE (2-0) BE
Hordea Bank Abp SEX 1, 309, 00 b, 53,11 LM Covestro AG, Eeg. S EIR 68, 830 3,480, 058 nn
Orion OU] 'B° ElR 20, 402 T, M5, 148 003 Daimler AG EIR 141, 427 B2W, 51 04
Zampo OF] 'A° ElR 117, 3562 4,071, 528 0.0Z Deutsche Pozt AG EIlR 0am, 458 33,257, 560 016
Stora Enze OV 'R’ EUR 150, BBL 1, 992, 261 0L Deutsche Telekom A EUE 1, 952, 545 1%, M1, 50 niz
UP-Kymene 0] EUR 121, 454 3, TL3, 456 b2 E.OH SE ElE 1, 45, 788 5,510, 451 0L
Wartsila OFT Abp ELR 5, 2 i, 145, 406 0.0 Evenik Industries AG ElE 136, 154 3,660, 464 0oz
A M6 6H  B2%  Hannowver Rusck SE EIR 22,412 U574 0L
HeidelbergCement A EUE G5, 133 4,055, 4T nog
THA Henhme
keroports de Faris EUR 1,75 3,060,980l Rueshvrschmeg-Gesellpduft 4 ER IR WER4s AL
fmundi SA, Reg. 5 EUR 52, 196 5, 404, 1% 0.4z ProSiebenSat. | Media £ EUE 144, 067 1,875, 518 0oL
Arkema 54 EUR min I, W5, 0 noL  Scout24 &G, Reg. 5 EE 42,813 2,BBT, 3T 0oL
Ates SE i) [T 1, 070, 02 Dz Siemens AG EIlR 01,109 LI, 745, 305 IN1H]
AXA SA ER ¥, 95 £, B39, 955 nox  TelefovicaDeutschlandbeldingde EUR I, 650, 563 &, D3E, 538 no3
BWF Paribas SA EUR 184, 524 7.W0,87 003 Uniper SE EIR 134,171 LEls w002
Bouygues SA BIR 119, %0 409,95  0ag Yolkswagen AG Preference EUR 129, 339 1%, T48, 324 [.08
Cagino Guichard Pervachon 58 EUR B, 12 1,526,513 001 Yonovia 5E EIR 398, 457 L0570 D15
Cie de Saint-Gobain BUR 122,507 LELTAL 0 A3 12
Cie Ganerale dos Etabli ssemmts
Wichelin 304 EUR #, 358 4 @9, 178 0.0z =i
Covivie, REIT EUR T H o4, 407, 45 n.1g  CLF Holdings Litd. HID 101, 500 5,207, 04 ooz
Credit Agricole SA EUR 5, 34 4 622, T 0.0 Guangdong Isvestment Ltd.  HKD % 008, 000 13,257, W2 0. 06
Elpetricite de France 54 EUR §l1, 872 6,506,701 0.4 Hing Seng Bank Ltd. HID 1, 69, 300 15,040,600  0.07
Engie 5A EUR 855, 142 B, 215480 005 Hong Kong kChina Gas Co. Ltd  HED 4, 561, 540 smLTs oo
LTWl Bort Brenesa lowis Vuitkn & EUR 30, 314 15, 485, 001 007 g Koog Exchaoges ECleiog L. HRDY 753, 100 33,650, 29 014
Orange 5A& HIR &4, 2 4 713,517 0.0 Power Aszets Holdings Led. HD 1, 081, 500 4, 766, 20 ooz
Pougeot SA EUR M EL 5, 56, 922 0.z 11 536, X 033
Publicis Groupe SA EUR 114, 468 4, B34, 64 0.z
Renault SA EUR 118, 21 3, 046, 212 0 A-F
Rexel SA EUR M, 40 58T 40 0.6l Infosys Ltd., ADR =D 3,501, 620 45,417, 1BB nan
Rubis 3CA EUR BZ, 604 5,0 1n oo ITC Led. INE LL 24, 710 5, 155, 306 o
Safran SA ElR S 6k 42,475, 6L .18 Tata Consultaney Serviees Lid  INR 1, 976, 218 202, B4l onar
Sanofi EUR 220, 020 LT, 322, B n.ar 137, 775,455 0 58
Schreider Electric SE EUR &5, R 56, M7, 185 024
Spciete Gensrale SA EUR 216, 87 3, f1, 013 i o FhiT
Suez SR EUR 5, 906 b, 438, 062 003 Gk Bdyst bdowsia Pero T 71 IDR B, 407, 600 3,278, 460 nin
Thales 5& EUR Bn1a 3,81, 1% 000 Telswenikasi Badoowsia Persire
TOTAL SE EUR s M L0, 403, B4 04 T P Ix 17, M5 T 1,187, &5 'i3
Yeolis Environrenent 54 EUR o B, urn, 182 0.4 51,446 534 27
¥inei SA ER SEELIG 45 TOO. M0 D19 - -
30 020 % Ta FAAZFAF
CRE ple EIR 107, 531 £, TR, 400 003
Fea OCC ple GEF 10,477 2,278, 187 0oL
adidaz AG ElIR 153, %26 40, [0, 481 0.17  Eaten Corp. ple (i i] 546, 149 53,257, 666 023
Allianz SE ElR 6L, 728 L2, 469, 056 005  Jobemn Controls hremational ple  USD 153, 176 5, THS, %5 0oz
BASF SE EUR 265, 050 LG, 447, 0% 0.7 Linde ple UED 65,939 14, 5, 434 0. 06
Bayerizche Wotoren Terke A5 EUR 7. 55 B, 362, 1M 003 Medtroaic ple e 69,937 5,603, 004 003
Continental AG EUR =, 6 3,461,416 000 Seagate Technology ple  USD B6S, 465 §LBEE T DB
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1580 A (AL 25 OR4AE ()
2020412831 HBE
WRAL- AL
ahd aihd
53 AN BR/GESH WE (1-0) HEM) bl AN BN-SESE WE (1-0) WE
Spurfit Kappa froupple  EUR e, £20 4, 162, 663 002 Witabishi Gemical Boldmgs Cqp.  JPY 71, 700 3,Bl4, 2B noz
Trane Technologies ple  USD TTSE0 36 MG 516 0.1l Witsubishi Logistics Carp.  JFY £, 500 LGS, 0T 00
L L :';" Rk lgictics Bk, B, gy L6680 ISL0TL 0OB
A#UT Figgon dewnemodations R, Inc. ,
K2R Sph EUR 7,652,340 0,036 0.4 EN il 408 1R D08
Reslcurazioni Generali 54 EUR M5, 104 3,405,188 002 Wippon Prolegis REIT, Imc. JPY 128 WMIILME DI
Atlantia SpA EUE 05, B 3,158, 728 0Ol Osaka Gas Coo Ltd. TFY 3,400 1,227, B30 non
Enel Sph EUR 5157 43,005,200 018 Otsuks Corp. TPy WL IEISEML 007
Eni 3ph ElR 534, 390 4561800 002 shikedy Electric Pover G, Ine.  JFY 213, 400 LLZB, M9 oOoo
ERG Sph HIR .18 LG0T8 0Ol Toheh Parescentioal Co td  JPY 154,300 4,505,080 002
Hera Sph EUR 1, 0%, 817 3,00,38 00 TohokoElectric Pover Go., Ine.  JFY 038, 500 B316,825 003
Intess Sanpacle Sph EUR 6,35555 1,090,008 005 Tokip Warine Heldings, Inc.  JFY 016,700 MEIRTE 016
Iren SpA EUR L7, 750 L8038 0Ol oy Electron Lid TFY 29,500 5,056,003 D4
Italgas Sg¢ HE TE, 53 AWENL MR poee gas Co. Ltd PP 181, 000 LMLSH LM
::‘:::'J’ﬁ;‘nh;“ diCradite g0 G945 5E0TS 00l Toyota Motor Corp. Y LOTS 0 LTS LD
Poste Jtalaane Spa, Feg. 5 EUR 7L, 465 3, 198, 161 0.0 388 752,11 18
Eaam Sph EIR O U N L
Telecom Italia Sph EUR B, 254, 18 a9 0
Torms Fots Hlebirics bvioale Sl EUR L9806  u4s5,Em  npu Advens Pharas Corp Ltd  USD WRLELT L& 0
TETE R 4 Ferwuson ple cBF 38, 553 3,555,856 002
e WP plc o w7, 433 BEELEE LM
Bt 11063 _ 006
Aozora Bank Ltd. TPt &5E, TI0 BGLTEE 003
Chubu Electric Pover 0., Ine.  JPY sis,20 51051 nag AT EXIAS
Chugol Eleotric Poeer G, Tnc. (B} JPY 4, 100 3,160 0gL  Shurgard Self Storage 54 EIR 456,100 __ LTENS. S0 0.05
Daiwa fouse EEIT Tnvestasnt Comp.  JPY 578 10 628 DS 12605040 005
Electzis Pomve Oevelopmest o, Led JPY 254, 000 51, 1 0.0l
ENEDS Holdings, Inc. PY 2,144,390 OAME DI A¥iem
FANIC Corp. IPY 2 B458,635 003 Mlm Werican deVakirep 3B o0V MO 1, 0a, 632 LUESTE LM
H UL Growp Heldings, Ime.  JPY i, Lo 1, 564, 450 000 Gruge Finaneiern Banorte 248 ds CT
okbaido Electric Power G, Tne.  JPY B0 L40S 0B T e LMisle  GMBIE 00
Idemitsu Kosan Co. Ltd.  JPY 265, 600 4 TLT0 008 Cisberly-Clark de Megico 348 LeCT
Fapan fiote] IEIT nvestoent g JPY WM L3 IEIN 00F Wal-Mert deMezico ABdeCY  MAN LB 3BL085 433030 018
Tepan Pogt Holdings Co. Led.  JPY 55, Bl 38502 o — G 0%
Japim Retail Bund lovesment Gorp., ®Y 14, 85 2 TS0, 705 oS
& . e : =
En-o
Japan Tobacco, Inc. IPY FEW0 GBS D o ) Y EIR LA WMSHED 00D
IFE Heldings, Inc. TPY Mz T R
Kamiguni Co. Ltd. Pt 137, 200 e T L BR 26, 567 SELTEM D4
Keei Eltrie Poves (o, Be. [Te}  JPY LERR LLELIR DI g ey BR 25347 93084 008
:ﬂ‘“ corp. s R0 TOLIK DS ki e MholdDelhaize¥  EUR WL43 O SILES 002
iz O8F icr kmestomt G, 1T JPY LW U mLIE 0o L
Keeuinkl i jke KPN NY EllR 1,108,023 LI om
Keawdix Eetail BEIT Carp  JPY B 6 16, 939, 352 07 ) -
Xyuzhe Elgetric Bowr Co,, Ine.  JPY srEl  3weIs  paz MY Group NV ER ur4a 4le6Es 00
Lawseq, Inc. Y 1, 600 4, 167, 307 0.2 Randstad NY ER 69,131 3,603, 660 0o2
Pt EEEH aa

WL MidCi by Investment Garp. 12,75 B 410,48 004
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R A SRR ()
20208 12A B RTE
RHE:- R
ahd aihd
B i 3 AW BH-SESE FE (-0 HE) 2 el i AF SN-SEeH B (-0 Wk
=a—i=FF famung Electronics Co. Ltd.  FRW I, 0G0, 134 135, DbB, 6B4 053
Contact Energy Ltd NZD 1, 185, B8 T, 061, 3 003 S Telecom Co. Ltd., ADR LD 408, 835 g 0H, T [I]173
Soark New Zealand Lud.  NZD 2611, 058 T80, 48 03 105, 880 051
LT
e
I_Lﬁ#'i"gpz*—“ 0% _— 2 650 g 0e Accioma A EUR 17,574 I, 10D, ;%2 Lo
e A , Bag, 0L A0 Aetiwidades de Congtruceion v
INE ASA HOE 06, 336 4,012, 214 002 Servicies 3 EUR 140, 559 3 BLT, 52 no2
Equiner ASA MK 305, M5 4 045M D02 Aena SME SA, Reg S EUR 41,982 6L0B, B 003
Gjenzidige Furzilring 454  NHOX 1ET. M0 1,416, 328 DS Zee Bilbeo Tiresys drgmbaria 50 EUR 1, 407 548 B 46, 2 no3
Orkla ASA HOX 35, 5B 3,040,878 0L Bamkinter SA EIR f07, 437 LGRS 14 0m
Telenoe ASA HOX 4B, 477 5, T0 4% 002 CadxaBank SA EIR 1, 853, 181 3,000,873 Qo2
Yara Intecnational ASA  NOK 500 3,437, 25 000 Cellmex Telecom 54, Feg. 5 EUR 337, 447 L6, 607, 454 nar
76, a1, 5A] [ Enagas SA EUR 188, 528 5,183, 750 nn2
Endesa SA EUR 433, 827 5, GRE, J3 0L
FHa kM Tberdrola Z& EIR B, B, 522 103, 528, B12 L4
EIF - Energlas de Portugal 54 EUR 3,50, 12, (93, I% 0.05  Industria de Dissne Textil 54 EUR 1, 668, 200 43, 501, 158 nig
1Eﬁi ﬁg ﬁﬁ Todi liaris oloial 5w 5, FE0 EUR 1, 454, 041 11, 614, 66 005
Maturgy Energy Group 54 EIR 675,176 13,B3L, 720 0.05
RS 4 Red Electrica Coep. 58 EIR 500, 332 9,80B,086 D04
Alrosa PJSC UsD 9, 68, 700 9, @548 0.0 FRepsol SA Rights EIR 1, 136, 534 301,553 000
LUKDIL FISC, ADR UsD 383, 505 I, 3,58 008 Repsol SA EUR 1,373,125 1L379,%4 005
Bosoow Enchangs MIEE-FTSPEC  USD 17,451, 57 30, 555, 00E 0.1% Telefonica 54 B I, 248, 990 L, 4L 36 04
Sberbank of Ruzzia PJSC  USD 14, W3, 138 4, 430, T 01% 254 72,105 11

Sevarstal PAD, Beg. 5, GDE USD S0, 30 B, K25 052 0.4
T, 74, 7 040 [Eeims

HET Trust & HET Lid. HD g, 075, 000 SEWIS 004
HEETFET 5 610 @5 M
Al Bajhi Bank AR 1,500,480 M 58 0.0
MU R 01 AN =T
Boliden AR SEK 7,532 2, B47, B4 nm
Lo i—an Electrolux AB SEE 117, 344 2,347, T8 oo
Ay feal Extate Iwegtwnt Tost  5GD 15,0568 2, @300 012 Lundin Enersy AR SEE, 164, 537 365,88 om
Maplebrer Logistics Trast, EIT 56D 13, 835, 390 15,10 00T sandvik AB SEE 246, 002 4,576, 2 N
SATS Ltd. D L8038, 0.0l SndmitebdilbBeke® ¥ SEK SMA4LE 4MEDI 002
Starfub Lid 56D 2, 726, B0 1, 23 6% LIl sF &8 ‘B SEF, 1, 451, 196 31,064, 306 o1l
B TH IR ol oeanks Smdslibankend® 'Y SEK 514, 101 425578 002
Swedizh Match AB SEE. 8,528 437,52 002
WMr7Ud Telia Co. AB SEX 1, U89, 350 B T0LTD 0O3
AYI Ltd, IAR %L, 76 LB 00T Yolvs AR B SEX, 903,111 SEGELBAE 020
Bid Corp. Ltd, TAR 3, 6 5135488 02 AL od
FirstRand Ltd. AR 1,508, 911 5143, B4 02
SPAR Group Ltd (The)  ZAR e LALME 0B g
Yeodacom Group Ltd, AR LaTe 18 9, 03, g LM spm ped. aF 331, 499 7,721, 06 003
NOAEE G adeces froup AG aF 62, 355 3445458 002
Baloize Holding AG OF 18,051 B4 0
3 Chubb Ltd, e 05,185 UM 015
ESE Mandal] Spuare EEIT G0, UL KRYW 1,911, T T,089,1% 003 Credit Suisse Group A OF 421, 658 4,450, 439 nn:
KTEG Corp. ERY M0, 355 14,043 D0E  Flyghafen Zurich &G aoF 10,143 L.466,506  0.01
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Tulius Bzer froup Ltd. CHF W TH 5,768,180 002 Centrica ple GEF 0,707,841 LOTELSM 04
Lafargefiolcim Ltd. HF 114,411 515215 002 Diageo plc GF L0788 26LTT 02
Hestle S& HF MILET  TLEGME DM DirectLine Insurence froopple  GEP 1, 927, 281 EBETT 0
Movartis &G HF B4, 45,076,080 018 Drax Group ple GEF 359, 790 L5005 0Ol
0C Oerlikon Corp. AS CHF 59, %7 F, 23,008 003 easylet ple P 825, 905 TEMLED 003
Roche Holding &G CHF S5 51 LM,112,40 057 Evraz ple GEF 788, 855 40142,%3 002
Seizs Life Holding AG  CHF 8380 5,M2, 9L 00l GlaxeSmithKline ple P 101,538 152133 006
Swizpeom AG CHF 5,58 3 ar, 0m 000 Hiloa Phasmscsuticals ple  GEP B3, 585 2,43, 81 oo
IBS Group AG CHF B35, 533 T,W8,7%  0.0% HEBC Holdings ple GEP LETLEST  LOBASEOE 005
Zurich Insurance Grosp 4 CHF ®5WE  TL4LT 0% Imperial Brands ple P 413,921 TUEB53 003
TT0.190. 50 104 lnteCaatimentalStelsbrogplc  GEP MM LBSEEE 005
I Sainsbury ple GEP 1, 361, 043 3,060,908 nm
ik WG ple GEP % 064, 522 4,550, 44l nn:
Accton Teckmology Corp.  TWD LG M 5@, oo Meadi ple GEP 192,707 3,608,504 00l
Chicony Electronics Co. Led.  THD 77,6 L4238 00l Mational Grid ple GEP L134 801 LB5E5E0 00s
Delta Electronics, Inc.  THD 2, 6EE, 189 0, 51,12 0.0y WesRiver REIT plc GEP un, 751, 41 IBO77 BE 004
ModiaTek, Inc. ™D 1, 54, 0 26, T35, 464 0.1l Miwlsen Holdings plec s 287, 069 4, B4Z, 40 nn
Bega Fimancial Belding Co. Lid.  THD 13,087,880 11,318 048  Pearson ple GEP M0, 582 LE6ME 00l
Frezident Chain Stere Corp.  THD 1,884,000 14,5674 0.0 Pennen Sroup ple GEFP 326, 41 IME B0 ool
Quanta Computer, Inc. TWD B, BE3, 00 20, T80, 313 b.i% Persimoon ple GEF fB5, 515 21, LZE, 400 nog
Taivsn Sevimoductor BenFarhiri Ric Tinte ple GEF 1,125,839  ES.BSEE 029
o, Lid,, A8 " s LMLES U907 080 g purchShell ple B GEP UGS ILESETS D0
Taivan Seaiedutor leufarhuring Safestare Holdings ple, BEIT  GEP 1,625,808 14,122,389 006
G, Ltk WD MEMO0 SLUG0ER 0B on Group ple (The) | GEP W07 635N 64 0.03
Yaguard btersit ima] Seiceducter Schroders ple &P 107,713 4,006,855 002
Com. D SN0 TS DM oo pie REIT GEP BU446 ELME D14
TR 53 128 Severn Trent ple GEF M3, 671 5755 B2 D4
Signature Aviation ple GBP 429, D61 1, B50, 477 nnt
& Sniths froup ple GEP 232, 981 3,000, 31 nn?
Siam Coment POL (The)  THE LETE0 13,08 147 s S°E ple GEF 1, 0BT, 343 18,0631  0.0B
13008147 605 St James' 3 Place ple  GEP 207, 755 37000 002
Standard Chartered ple  GEP 75, 348 4023 7L oo
PETEY Standerd Life Aberdeen ple  GEP 1, 186, 512 3,TLE, 328 oo
90 Gew fere 8, 76 4 13 4m paz  Tayler Wimpey ple e T, 441, 971 13, T30, 335 0.0
Mnu-arﬁm ple cep WS 4n6M oL TMEe ple @ Ml saLE Ll
Angle Awrican ple oep BLES 1044 003 Unilever ple EUR uLsts RS 0N
hzhtead Group ple cap 138, N0 4,87, e 0.2 Und lewer ple GEF 1, 201, 530 53, B55, ™0 nas
Aztralensca ple GBP 158,57 13, 125, 412 pos  WITE Group ple [Thel, BEIT GEP 1,489, 332 17, 367, BB nor
tlatics Sastimbly Dfristncten e USD 113, 598 3, 70, 54 0.6l Inited Ueilities Growp ple  GEP 905, 438 9,057, 77 i
Avast ple, Rog. 5 e %0, 155 384,30 0.0l Yedafone Group ple GEP 1,851,823 10,572,593 0L
Aviva ple e LALTE 4,756 040 ngz % Mormison Spenmchets ple  GEP 1, 573, 040 5% om
BAE Systems ple P 55 500 4,101, 1% 083 Workspace Group ple, BEIT  GEP 1, 26, 536 13, 805, 209 006
Barelays plc GBF 3,506,031 5, 50, 428 0.z ST 200 ]
Barratt Developaents plc  GBF 1,452, 218 L1, 129,38 0.5
Berkeley Growp Holdisgs ple  GBP WL W, ES4m e TANE
EHF Sroup ple GBF LELE  nomne nip MO LED 44,817 UL Y
EF ple CEP WL0LTH M85, 00§ AbYie, Inc ki) L 365,190 107,804,520 050
Eritish Awsrican Tohacco ple  GBP bl B54,07L 04 AES Coep. (The) ik ] 783, 967 14,TLE 471 [LOG
BT Grewp ple GEP 5 08,45 B 64 0.4 AR [nvestment Corp. BELT  USD 520, 515 BSM, ML 003
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Air Prodects and Chemicals, Tne.  USD %, 10 577,618  0.02 Edison International 151} 240, 260 12,005,865 00§
KLLETE, Inc. IsD 1oL, L6B 5,080,910 0.02 Eli Lilly and Co. 132 1) LA SI4EE 0D
Mistste Comp. [The) Prefirsnce  USD 124, 400 5,04 87 0.0l Everson Electric Co. 32 1) 101, 425 6,5BL,7BE 003
Altria Oroup, Ine. Uso TEE 460 D4, 552,08 010 Bnergy Transfer Operating LF
Bmeren Corp. UsD 8, 432 5,454,006 002 Preference, FRN 0 163 100 UL L
Mmerican Electric Pomer G, Tnc.  USD 165,887 10,007 005 Entergy Corp. 15 1) 129,129 10,302,580 004
Mmerican Tower Corp., REIT  USD 130,250 29,403,048 010 EP Energy Corp. 1351 918, 758 10,200, %7 004
Americold Bealty Trust, EIT  USD 1,55, 3B, 146, 650 0.16 Equinix, Ine., BEIT (il 4] 34,070 1%, 500, 545 nng
Regen, Ine. UsD W, 52 B 87,000 003 Bty Lilsigls feperties, e, 80 USD B30, ]3I TIE BT 0B
Analeg Deviees, Inc UsD e, 4 B5 BT, 180 0.36  Essex Progerty Trust, Dnc, EIT  USD 15,946  mWOrZ®s 012
foraly Gpital ngret, b, BT USD 1, 010, 146 f, 28, 113 0.0  Ewvergy, Inc. D 131, 893 5,882, 24 nn:
ATET, Ine. ED el f, 34, 68 0.  Exelon Lorp. (i} 1] 373,837 12,622, 558 005
futeliv, Ine Uso 51, 247 3,086,108 002 Erxon Mobil Corp usg 188, 595 B,365,%9 003
MralocBay Comuniking, Bac, EEIT  USD AT 45, %0,08 015 Fastenal Co. UsD 161 B30 5,480,508  0.03
Avangrid, Inc. UsD WETE LLWLIE 0.05  Febml Bmlty bvestt Tngt, §E0 USD an e ILEMLS4 09
Avista Corp UsD 146, 568 4,769,477 0.0 FirstEnersy Corp UsD SOF 604 1247854 00
Bank of America Corp. =D 90, 000 1, 41, 66D 0oL General Mills, Inc. usp 125, 558 5,993, 206 nni
Bark of hawrica Corp, Praference  USD 124, 000 3,750, M8 0.0l Genuine Parts Co. TIsD 70,458 A0 00D
Bark of hmarica Gorp, Preference  USD 125,975 3,799,008 0.0l Gilead Sciences, Inc.  USD 128, 169 5,950,331  Om
Bank of haarica Corp, Fraference  USD e, =0 T086,72% 003 (NACCapital Tngt [ Preference, BN UUSD 6,000 130,867 0.00
Bark of hmerica Gorp, Praference  USD 37, 5D B, 39,606  0.04 Hasbro, Inc. UsD o0, 120 ES0EWT 003
Battalion 0il Corp. UsD 42,505 BLI5Z 000 Bwaiism Elwtric ldotries, e, USD 141, 632 43LW1 002
Black Hills Corp. s 101, 428 5085,2M 007 SelthereTust of s, be., ED
Erandywine Realty Trest, EEIT  USD 1L.WE M mELTE 01z W vEn Lo n#eswr 0L
Bristol-Myers Squibb Co.  USD LEB0E M BLEE 040 HaldgedProperties, ke, BIT  USD L0135, 48% 43 BTR 40T OL1D
Brimer Property Crog, [ne., BEO USD L@ 18 10,072,00  0.08  Hewlett Packard EnterpriseCe.  USD T4, 753 7060, 88 0.03
Camdeon Property Trust, EEIT  USD MY ST 7,086,055 012 Honeywell Intermationsl, Ine  USD 124509  3BSE0.E0F  OL1G
Cardinal Mealth, Inc.  USD 144, 785 G,449,88 003 HP, Inc. LD 402 058 THME L 003
CenterPoint Bnergy, Inc.  USD B 146 12,002,058 005 TDACORP, Ine. 4] B5, 552 S.0B6, 005 0.02
CenturyLink, Inc. s 67, 32 B,063,44L 003  iHeartMedia, Inc. A" USD 36,525 380,807 0.0D
CF Industries Holdings, Inc.  USD 29, 76 7,009,58  0.03  Ingredion, Inc. 32 1) 99,873 BMLDE 003
Clear (harme] futde Haldiegs, .:' UsD T3l, &0 %52, B5 0.00  Iotemationsl Besiness Mochines (ogp.  USD 62, 154 B, 200, 171 INIE]
Cleayway Energy, Imc. ¢ usD 166, $46 4,122, 118 002 lnbemations] Flmers k Fragrant e,
¥E Group, Inc. UsD MR EEL 46,5143 0 he =D 68, P31 L0 00
045 Energy Corp. Usp %, 5 403,72 002 International Paper Coo  USD 181, 833 7,300, 24 003
NA Financial Corp. =1 20, 44 f, 555, M40 0.0 Iotespublic Goop of Cog., Ine. (bt USD 406, 129 7,773, The UNIE]
CocaCola Lo {Th? UsD LWLIE 5443, T8 062  IDnwitation Homes, [ne., BEIT  USD 1, 959, 344 46,925, %50 nan
Comcast Corp. ‘A sD L462,8%  62,085,38  0.26  Tron Mountain, Imc., BEIT  USD 854,772 WL 009
Coverica, Inc. UsD 1T, 53 1,960  0.08 TM Soucker Co. (The)  USD 47,502 443,70 0m
ConocoPhillips Usp A8, 56 13, 6L7, 353 0.0 Jehnson & Johason (i} 1] 534, 977 £3, 076, BAT na
Consolidated Edison, Jae.  USD 19, 87 11, G641, 910 005  Eellogg Co. usD 120, 076 6,045, 198 nni
Denbury, Inc. UsD 114, 114 3,%3,38 0.0l Himco Realty Corp., FEIT  USD 297, 728 LB WE 002
Dominican Energy, Inc,  USD IEE®2 L0186 005 Finder Morgan, Inc. UsD 533, 202 5,BRZ002 002
Douglas Eumett, [nc., REIT  USD 1,082, 1% 4,851 010 Fraft Heinz Co. (The)  USD 42483 EBISEZ 003
Dow, Inc. UsD 164, 229 1,427,4% 003 Las Vegas Sands Cozp.  USD 148, 531 T0ERME 00D
ITE Energy Co. UsD 125,79 12, 33,610 005 Leidos Moldings, Inc.  USD 113, 288 18,057,364  0.08
[uke Energy Corp. UsD 176,000 13,080,080 006 Macqmrie [efrestroctweCorp.  USD 2323, 527 GBLBED 00D
[uPont de Memours, Inc.  USD .18 3, 07,506 000 Mauie Integrated Poducts, b, USD B8, 079 BITLEZ 00
Eastman Chemical o s G5, 64 40,300,015 0.2l MOV Resowrces Group, Inc.  USD 43, 208 5,142,802 002
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Merck & Co., Inc. usD 1, 548, 380 101, 396, 200 0.43  Sowth Jersey Indugeries, Ine.  UED 42, 678 4,250,400 no2
MatLife, Inc. Preference USD 55, B50 5, @2, 188 002 SosthermCo. (The) Preference USD 415, 000 5,510, W5 N1
Worgen Stanley Preferance, FRH  USD 1, 48, 512 24, A5, 261 0.0 Southern Co. (The) =D 265, 408 13, 155, 30 (N1
Morgan Stanley Usn 5,720 BT U66,157 012 Sowthwest Gas Heldings, Inc.  USD 52, 348 453,44 002
Borpen Stanley Prefererce, FiH  USD 150, 00 4,421, 9% 0.iE Spire, Inc. u=D B4, 553 4,456, M7 no2
Mational Puel Gas Co. usD 161, 487 5, 54, 40 0.2  Stanler Black & Decker, Inc.  USD 210, 0ar 30,455, 41 013
Retioenl Retal Propesties, ke, EIT  USD TG, 22 24, 378, g 0,10 Seate Street Corp. Frefermce, M USD 107, 225 2,535, 83 nm
Mo thpg, Inc. sD 165, 626 B, T3, 62 0.0 State Street Corp. usD 515, 020 9, 052, 576 013
Bew Jersey Regewrces Corp.  USD 162, M2 4, 672,02 0.0 Steel Dynamics, Inc UED 254, 986 7,553, AT 0.0z
bewell Brands, Ine. usD L, 1,510,168 003  SunCommmities, Inc., BEIT  USD 125, 0ag 15,262, 00 006
Restira By Copital Aolimgs, e Texas Instrunents, Inc.  USD 567,178 i3 o R
Brforecs VED WG TWLET 0 Fincial Gerp, Prefareace  USD 200 519582 0.02
MextEra Ensrgy, Inc UsD 568, B3 36,590,082 016 Trwist Financial Corp.  USD 154, 350 bR LR <
MiSource, Inc. =D 555, 5 10, 355, 6 .M U Corp. U=D 181, 533 5,161, MB nong
[885, Inc. =D 13,458 40, 116 000 Gnited Paroel Service, fae B U=D 43,725 B, 726, BT nona
Merfolk Scuthern Cerp. USD 187, 560 6, 137, 531 0.15  thitedHealth Growp, Inc.  USD 4, 581 26, 6BE, 329 o
Porthem Trust Corp. Preference  USD 183, H5 3,437, 668 0.0l US Bancorp Preference  USD 120,933 ,B0B, 109 ool
Northoest Natwal HoldingCo.  USD 55,19 1, 164, GRS 00l ¥alero Energy Corp. UED 14771 B, B43, 087 no3
Horth¥estern Corp. L=1H 127, L4 5, 163, 5Er 0.0E Ventas, Inc., REIT U=D LS 10 37,183, |62 024
MortonLifelock, Inc. =D T4, 970 5, &8, 33 0.2 VEREIT, Inc. U=D 75, 778 6,438, BT il
Mucor Corpe usD 145, &0 G, 31, 952 003 Yerizon Commmications, Inc.  USD I, 125 639 53,425, 151 023
Dasiz Petroleum, Inc. usD X0, 461 10, 038, 210 0.4 YICI Propeeties, Inc., EEIT UESD I, 283, 655 47,154, 388 nan
Oceidental Petzolewm Corp.  USD 170, W36 3,453,6% 0.0l Vistra Energy Corp. D 316, 553 5,076,100  0.03
OGE Energy Corp. usD 20, 905 5, TLE, 444 002 Yornado Realty Trust, EEIT USD 10, 146 L7, BSZ, 524 0.0B
Denicom Group, Inc. usD B35, 336 32, 18, b 0.14  Walgreens Boots Alliance, Ine.  UED 101, 582 &, 150, 130 no3
[HE $as, Inc. usD 4, 659 4,123, 3% 0.z WEC Energy Group, Inc.  USD 69, 853 5 LI, 175 noz
OHEDE, Inc. usD 55, 30 T, 076, 613 003 Weingarce Realty lvestors, EEIT  USD 1, 418,533 14,534, 1B nin
FACCAR, Inc. usD ] G, 198, 015 003 Wells Fego & Co. Preference USD 361, 755 T.B0L, 53 no3
Pechaging Corp. of America  USD B, 247 1,760,005 003 Wells Fargo & Co ki) LI3LM0 MW QL
Park Hotels & Regarts, Inc., EEIT  USD 1, 755, 4 24, 672, 116 010 Wells Fago & Co. Preference USD L, T2, 100 38,827, 6T N 1]
Penn Yirginia Corp. usD 13,415 12, 62 000  Western Union Co. (The) USD 168, 623 B, 515, 52 no3
Puilip Norris lnteruational, e, USD 564 21,082,750l Whiting Petrelews Corp.  USD 416,783 SBSEBL L4
Pismacle Jest Capital Corp.  USD 154, M6 11, B2, 510 005 Willsams Ceg., Ime. (The) USD 387, 005 B 2TE, 403 no3
PertlandGeneral ElectricCo.  USD 173, 2 5, W5, f8 0.0 Xeel Energy, Ine. UED L, 221, 502 &5, 57D, ;5 0as
FPL Corp. Usp 550, 284 13,472, 817 0.05  Yas China Holdings, Inc. HKD 190, 250 915, 09 004
Procter & GaobleCo. (Thel  USD 3, 576 52, 195, 6% 0.2 Yuwm! Brands, Ine. usD 513, 238 45, L9E, 108 0y
Prelegis, Ine., BEIT UsD 1,641 14T 131,770, TL7 0.56  Zimmer Bicmet MslEngs, Inc. USD 236,022 19, 316, BB nLi2
Public Srwice Enkerprise Goup, ke, USD 260, 179 13,154,007 006 EE IR L
Public Sterage, BEIT Preference  USD 192, 000 439,28 L2 oM B 166 bas 160 GA B
Public Storage, REIT Usp e 59, ;2, 3% 0.5 IEAEE RoL@ERDEhToAREY 168534500 5700
Guest Disgnostics, Inc.  USD 43,3490 47,92 L HEESELUERTMERESS N S
Raytheon Technalogies Carp. UsD 110, 430 B, 418, 287 0.0
:;mfmﬂ'-'ﬂ!- Ffamet, op 127,150 2,W5,9% il ;;Mmﬂﬂmﬂ ThszhiMERTEESE LU RSMTEAR
Beaford bhptrial 2alty, ks, BT USD I, M 1B, 639, 555 n.e F—ZFFUT
ZCE Trust II Preference USD B, N 4,14, 10 D02 e fosmmrces dugust 2006 Pty L,
SCE Trust ¥I Preference  USD WHS L5 B W s l#m ’ usp L4000 ZEE2ET Q0
Seapra Energy Preference USD &5, 03 1, 135, T4 0.0 e b 3
Sinon Pregerty Groug, lnc., EEIT  USD 105, 635 1, 157, 375 0.0 :" sﬁﬁmm i, i} 1] 1, 931, nag 1,700, 561 nm
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1238 AR HFIR4EE (B
20204128 31 H B
WRAL- AL
ahd aihd
8 AW BN/SESE WE (1-0) M2 ey il AR BNGESS WE -0 BEM
:h‘;ﬁ"m“’m" WIREE e B0, 000 mLmr N wm' be, WKIN 55,0TL000  4S5TEAT 0T
:’;;‘ﬁmﬁm HEHE ysp 450, 500 s L m:'};;l"’ U e WA yep mamm w0 ou
m‘;;‘“”“' UL, 43 o 00, 00 W& L0 f;};;ﬁ:l“’ Con.o e, WIS yep gm0 assmma 01
BEEIH L0 lgwu,uumm, e, MASHE  er 203000 L0 001
F=ARUT Baugeh Health Ca., Tnc., 144k TH
. ) BIBRODOD  TENBE 003
Suzano hustriaGuhl, Beg. 578 1D 500, 000 544, 04 o 158170
L6/E/ 2087 Bausch fvalth Gos., Tnc., WAASH o T
G B0 elE '
PR Susblalnle. e ML gy qwam amns om
gﬂ?{fﬁ;?ﬁlﬁ BEC Ml ey, 3,500 2,008,480 0.0 HE’;’“’W* foc., WAR2E ey 1504000 GARE0 0.0
AT ::};Eg‘;“ Gorp. . MNE TR ey RAUDLIND  LEBL 002
ALa—F Bell Camadad 4R ILIAIME  USD 3 010, 000 SIB0UE QM
hhﬁfmt:mus b, WAL sabew  pomogs oo Dol Canadad 3 I0/01/2M9  USD SELLO00  EIHME 00D
Teiacevesil Finace G e e ALy g L o
f;'muﬁgggumd.. Beg. 548 USD LO0W0  LTMTE DOl mabedie, b, WAGHISWNE  USD BOLLOOD 64N, HT  LD3
Clarios Glibal [F, 144 6 754
: ' i) 2005000 LESLED 001
bt w0 meE w18/
— T e S, e, W e, 750, 000 MLESE 000
i) 08 5 1% 0L/ '
Boera, Inc, FIVE OBISOGANIG  USD 54505000  SLOBL 46T 022
I Echridge, [ac., PN GR150L0T  USD T, (48, 00 EOBESD 003
WITIBECULL, 14843.5% .o, 3,06,000 0,688,007  pop i b PUERONYNE  USD 3007000 LLSERE6 005
Effga?uf: T R s ng e b ENS S UED 26,322,000 I 0TLEE 011
I C, MARL 59 ' R T Gtey s Rktainat UL, e pnngg gem i 0D
18/08/ 208 : USD  15,EE00 15,7350 05 IOV
LOLLTTE B VLG, 1444 3, BT5% %;’;ﬂﬂ o, A 4B =D 4, 079, 000 3,355, 08 0oL
15/01/2028 =D 5, 674, B0 4, 104, 378 0.2 b v, .. WA
B } p T w |
f;m:mc:m-m b M e AELO ATLUM L@ OGS 1 ) UED 5156000 436654 0.0
Hum L Emviromiata], bac., 143,
ﬂi J.:nl; in Yolig Srstee, I, yor TenM0 LU00R DO NGRS UsD LA05000  G5EEM 003
by A Wioemals, Inc., LA 7 ESS
::; .i.:“sm bel, FNe68 P R UsD 2,10, 000 LESE DY 0O
. Fasoite Inbirmtimal Carg., Lo
g:: ::ﬁ llm satia (hel, A4S REGM  GUSID R LI I UsD 7768000 G.GBERL 003
Wasaite Iptirmtimal Carp., LW
msﬂ?mm. e, A5 BIL LIS MO B s UsD 3457000 ImET om
MIC: Partnoes, Inc., 1444 6. 5%
Elmma?]mm. o, WASZB o LELN0 LULID D6 oLusimoe UsD a0n, 0 T4TI6 000
MEG Energy Carp., 1444 7%
Bausch Bealth Cos., loc., 140 TH o BTEW ILELNE 00 5032008 TP ik 1, 194, 100 BES,ALT  0.00

1501/ 2004
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BEG Energy Corp., 1444 6. 5% Elubontzin (L0 Lel, PR, Series
L5/01/2025 L L S A R UsD 2155000 LTS 000
MG Eerey Corp., MUK o o py  pomam nes DO0E .
/e Lok, B S WL €, e i Lzman o
Nethaner Comp. 4 258 MSIUH0M USD 750, 0D M5, M5 00D W20 IS5 '
Nothaner Corg. 5.5 IS/1U99%8  USD 100, W00 BATT 000 EeerpateTress, fep 55675
S el UsD L0TL000  LSEBI OO
BRLCLE g
OUR/303 = RARED O LEES D ool ot b L M pen popeige mmsnm 00
BORK Choad cals Corg, , D44, 3155 6.3 150520 ' )
OL/0R/ 2004 B0 LR IS LBk dmpe bl Ui, W e 355,000 304,38 00
N Chemicals Carp., LUK 0 8,33, 0 LLE8 L Ll '
DL/05/ 2085 ' Bt vt~ TR Y X R T
BA Chamicals Corp., 144 5258
oy Lo USD BUSM0 LU 0 Seagste HDD Comun 4.28% o - -
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Indix TN Wortesge Lo Trust, T
PN, S SO WD ORERS USD 09, %5 on T 000 [P Wergan Mortpape Trust, FIV,
EHu el Series MMM I 1943 usp 331, 593 273,838 non
Ibiiac 0T Bartgage Lo Tt FEL T
PN, Swim 20-EE WL OLEE USD 10, 652, L2 T35, 0% 00G 1. Wome Rortga Trut, Sevies
-t WER W W e HED 5,570 LED DD
Intel Corp. 4 1% L3/05/2046  USD 5, 0, 00 5,192,58 0.2 1P borgen Rortgae Trugt, Sevies
testiea] Boitess Wi Cop. .., 08 T = g, 731, S SMLIN  RM
L3 s " el "% LF. Mergan Mortpape Teust, A,
Iowitatioe foars Trust, BN, Serir Saries 0150 ML 0.4 USD 4,573,807 LUTD,%0 o
WEFR A, b 0,388 UsD 10, 583, 350 BESA,BE D4 EMMN
AN [.F. Mergan Nortgage Trust, FHA,
INIA Inc., L44ASK1SFL0/2028  USD 15,885,000 13, 53,70 DOE  Series 000-A1 MY LO9B USD 112, 238 §5,%2 0o
I Ine, I44ASE1S/05/2027  USD 6, 343, b0 505,76 002 IMIMN
16E Molding Corp., 444 7% 1B Morgan Rortgage Trust, Series
Pty UsD 2, 25, M0 UL S TR afeitn i i ki) 1,50 LI 0o
e buskai, be., BN, Wil L BT I.F. Norpn Nortgage Trust, FIN,
] USD LREREO LRSS DB o avedt e Ll USD 666, 998 ST, 000
I Mok, be, 1T, Bk 5200 FELTE ]
1507208 w0 LUSMD SERIE DA e brtgsse Tum, Sevies - 2 535 .
[ron Maugibabs, [ae., BETT, LA SR S0 5, 780, 890 4 074,43 0z b A B TR Rt T ] !
151208 ' . ) I.F. Norga Nortgage Trugt, FOY,
[ren Bumtats, lee. BENT, HAA4. 8 Series MOE-AD DT 1218 (i1 1] 1, 571, 406 1,153, 4 nm
LA rsp 4, T6E, b0 4,075, 538 .oz wiEEs
ITC Boldings Carp, 144K £ 95K 1.F. Wonpaa Nortpage Trust, FIO,
Wt/ USD AWRM0 LENIR DM oo W L048 USD LTOT4I LILME OOl
1P, Wimgim Altermtive Lodn Tnast, TR
F, Series 2NE42 WL 058 USD 3,301, 7% 3,508,97%  0.0L [P Werga ortgape Trust, £,
B Taries 00-A0 S LIOM USD 166, 747 136400 000
1.7, Wingie Altermative Losn Tust, i
1T, Serier MOESE M BB USD 10, 2, 458 B6E, 1% 04 [P K Nortgpe Trust, A,
LA Taries 3005-A] W LT USD 201, 708 165,524 000
.7, Borgae Al ermatine Loso Trast, et A
58, Series WP W 9B USD 3, LLG. 450 29568 001 Japsrollinglo. 1L 14046288 o L, 595, 000 Lusar o
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128 (A 25 0R4AE (s
20204128 31 B B
WA WAL
aihd & A
RS AR BN GELE WS (1-0) MR T AR GhSEM Bl (-0 BR%
Taguez HoldingCo. [T, L84 % Lassr Nedia Corp. 4815052030 USD LMEO  LLMMT L
LS/06/ 2128 Uso LMAM0 LB O isCop. SISOV USD 710000 LTZET D0
'"f"m;;"""' e WOLEE en soLw smm e :ﬁ;‘fﬁﬁfﬁ“"' b, I RIEL000  BINME L4
m'zshr" LA 6.2 ep 3, 250, 090 3,860,790 E;'m;f;;"" foc., WL ep 3,450, 000 LHLEE 0m
JELD-EN, [nc., 1444 & 625K 18 Comercial ortgags Trust, P,
1812205 e GBLED SRLEE MW o s W ana usD 467,140 78954 000
JELD-EN, Dne., 1444 4. 875K 15002044
15/ 27037 wsp LS00 LW 0 commercial ortgape Trust,
PR Comercial Wirtgage £, Series 90605 A 54508 USD SILI0  256%2 00l
SeritissTrst ‘B 478 USD %1, 000 WI,47 000 150N
L5MB/ 2048 LB Commercial Martpage Trast,
VR Commercial Mortgass I, Series JO01-06 ‘W) G5B USD L, 460, 577 LI46,378 0.0l
SearitiesTost, ML, Series 20BN USD L4IS,00  LU3E® 0Ol IS0
:‘é m&‘;"w e STy pawms  LERSE  on
S{tf_.ritt::r;u H:‘;r E;; W USD LWLW0 L3L9E 0l l:::.?imi wh;ﬁ:r iR o mas Seas 00
TP Commercial Mo e b 13 Trust, FIN, Seraes D005-IN
Seerities Tnot, Y, Swies MIGC1  USD L4500 L0830 D00 LW 0.6 21RO =D 825210 Midl Q00
T, 1 4 B 150408 Lo 15 Trust, FY, Savies 200540
Raise Ahmiom Corp, 100 408 | o T T g Hso L5067 L0EEs DO
i} fikResiecd e ' Lebn 15 Trust, ST, Series 20063 LED 461 624 391,488 oo
Kewig De Pepper, Inc. 4428 o0 5, 505, 00 SmpLR L WY LM 2R
Ba/L3 3085 ' o " Jemn 35 Tout, P, Swin UsD 5400796 & MLED 002
Rearig Dr Pepper, Inc. .08 | T R WL
0L/05/2050 B35, B, O ik, o, WA NS IO USD 1, 015, 000 WL 00D
:!:m]:flz‘u;? Co, IMRD.28 o0, 000 mLEs 0.0 ﬁ ";“‘HLT’:“;M";‘“ s U 1025000 24780 O
fom Ferm, W44 LRSSV USD 50, 00D TI,I0 000 LewnarCorp 5. ZXO0LOE/NI6  USD 5431000 SMEM0 0O
;ﬁi;:mcu., BB e aami  numue 0w mm"" be, WAABE ep 548,000 467RT0 002
?ufﬁ:#?ué? FoodsCo &85 yep  apwse 20000 00 ‘]‘,}E:fg"i"' ke, WALES  pep 3133000 LMILME 00
Kraft Brire foods Co. B /OGOE USD §,30,00 6,075,150 003  LibertyInteractive LLCR 25%
LBeands, Inc., WA 6.B1SK o sxtew  sesiw  og VRS v 0000 aBmA 0N
/0712035 35, (B35, B Lans e Gl bl 05, 10 - e
L Brands, Inc., 1444 9. 375% VED 562,00 T (A Qe !
L/07/20%5 ' P Lihia tars, b, AT T
LBk Esrom [osuer LG, WARGTIE ) 16, 128, 80 1 %106 0.0 150
150/ V123, 3L, P Lo bt i, e, T
UeLEscros Lisur LG, W10 o cose 4soty g N BOER .
Ls/ti/anat o Lo Bt b, W 6056000 S MLUE 00
Lol Caital Fome Billigs UL, o sanew  nmeus  op  AREWD J
BN, Wel 528 SR o 115, T L bt B, e, o ewsz oo
Ll Gl Foa Billgs UL, oo a0 Lo og 0% 1A 36,
I, W6k 528 OVIS ' o 052, e b e, b, T T T
Lawt Wedia Corp. 1% (5@ USD LELM0 LBEIH 00 &3 ISUEW ]

144/213



EDINETOOOO
O00DOo000O000oo00ooOoOooOo(Ece264)

OJooooooooooooooogodo
JPMorgan Investment Funds — Global Income Fund

1580 A (AL 25 OR4AE ()
20F 1 2R B RE
WA WAL
aihd &ha
ey b AN BR-SESS ME Q-0 HEN i AR BR-SEE BE (-0 B
Live Mt e Stetammet, b, MEL WEIR At emetuve Loan Tngt, St
oIS S s 2, 770, 00 U S e S 58 15 TS LED 288, 059 06,355 000
Lo Seach bor b Loon Togt, P, WETR Albesmatine Losn Trt, Seiss
Pobipiotipaion ghgediyus A MY .1 B, 533 00T 0N el g s LD 1, 108, 203 A6 000
Lot Bk Mo b Lins Tmast, PN, WGTE Altemstive Losn Tt Seriiz
@S W' LeRNwEe VP 1, 5L, 74 LIe4s 000 e i =D 5, 566 M 00
Lo Beach Mo tgaege Locn Tegt, PO, WEIR Altemmcstive Losn Tngt, Serns
Seris 0 W LE@EEs VST 1, 7%, 218 LT IO e oy g graenemen LD 33,111 9,873 LD
Lorg Beasth Wertgage Lovn Tngt, FiM, ety Asset-Backed Searities Trust,
Sernes 2004 WM LNEE UsD 1,850,358 LU TH 001 R Seie DM WOL08 sp 554, 615 450,57 0.0
2 o
Liseg Beaeh Bortgage Locn Trst, FY, Fotr dspet-Racked Serities Tuss,
Serier 0045 'R L4 s ul4, 902 TIE W0 000 P Jeie DMAE W OLME USD B13, 782 E56,B56  0LOD
L] 5
Lo Beah Bortgage Lovn Tnst, FN, Wty dsset-Backed Searities Tust,
Series DOG-E BT 1AM UsD 116, %83 9,90 000 FR Seie IMOME W OLEE USD 27, 855 4036 000
2NEL0M 50
Loeg, Seach Wor tgage Lisn Trst, PR, Kotr dgpet-Backed Seerities Tugs,
Saries 0D W' L AS00IH o M, 8 Thl . TR Serie WOSACL W 09 LED 292 114 184,250 00D
Loxcg Beaeh Mortgage Loun Tt Fi, =
Series T3 W L38AE UsD 43, 51 96 000 Rotr dzet-Bakel Senmitie Tst,
50NN B Seie MMM W 4T3 USD 3 028, 158 LETLED oo
LFL Boldings, Inc., 144A 5 T5% o
108/ 2015 USb o REAMD BESTES DO ey el Semiti Tug,
LFL Boldings, Ine., 14HA4. 65K R Serie VSN WCOLES (il o] 81, 346 557,405 oon
L/ UsD 3,155, b0 2, 660, 4™ 0.6 B
Lumens Todeclogars, In., 1HA4. 3 Matador Resources Go. 5. 875%
rar- s 3, 535, 00 LI86,22 0Ol e men UsD 5 D45, 000 463592 0
Meny' 5 b, W4LD.YE IYOEUDS  USD 12,765,000  LLAB3SIT DS Match Croop oldiegs LG 0L o 850, 000 mEsa LD
Megellan Health Inc. £9% o 108, 800 BO0m 0 4 629 0106
20052024 ! ’ Wttel, Dor., MALG TS IURSNES  USD 50, 621, 000 43,567, TH2 nig
Magnelia 01 & Gas Operatiag LG, Wttel, [or, WS EWISD0E  USD 3 52r, 0on nLigs oLm
L4k % (/10 3025 5D 0. 00b B.E o Mattel, [nc. 3. 1SK15/03/2023  USD 2 750, 000 LIL®m onm
Meriner Finsece Ippeece Tugt, Semiey Worer Packaging T Jutioes lding
DB T, WeLBmm V5P 3, L0g, 754 LELIE LM o LD I, 961,000 T4, B3 0D
Marletts Bpdng Tnst, Jerie ZIEM Rnuse Packigiog Solutioos Blimg
T, S0 0 =D 2,081 B4, 161 (] ., THA 1248 15000205 usD £, 500, 000 5,357,582 ooz
Merlotts Finding Tngt, Series 20334 ¥E Fundng UUF, Sies DS 'R,
T, W4 508 DD UsD 1, Do, 60 EOLOE 00D e e sD f, 707, 250 5,396,796 0.0
Warriott International, [ne. 5.7% Weredith Doep, WAL GSEOLUDRES  USD L0, 770, 000 BILME DM
oSS USD o LA LM DALtk Gy GAKOURYAMS  USD 20,030,000  LS1BESM D07
Rarriott fatematiooal, [nc, 4628 Wrer 11 Lonch A Ttematave Bote Asset
e WD RTRM0 LIER DL g M Seie D00 W USD  GEIRGSY 406550 002
Rarriott earship Resarts, ., M DS B
B £SY 109ES s 4 27,00 amua e Ik ot T,
Merrictt (uership Resety, e 4790 B G N0 W LBG 4] 111,457 63,5 OO0
LT usD 26, 00D 196, %%  0.0b -yl
Wasder, boe, W04 3 BOEEE USD 5,677, 840 5, 730,88 0.0 erill Lpnch Boetgagy [emiten Tousy,
WS Al tarrt e Loan Trast, SeTies \ED s, 001 TR T Bk et WL 1sD 295, 635 136,671 000

WY WL E SIS
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¥ 35 1 (AL H0AAE E)
20204E12 831 HIBE
WA WAL
aihd & A
B AW BN/SESE WE (1-0) M2 ey il AR BNGESS WE -0 BEM
el Lk oeteage lrestons Tt K11 ity Bertgage Lo Trust, FAY,
Sari BT W L2 UsD 54, T WG DO Serim 200B2 AU, MULE USD 3705682 34531 00
Bl Hfoyms
Herrill Cech Merigage lomatons Trist, Fnenals Tehokeis, e, W03
B, eries OO W' LS USD a4, 081 moEr ooy AR usD Bt 000 nLI om
BT Kolim Bealbeary, e, WO LETE oy, 7, 682, 000 TR LD
Herei | Lech Berigage Liveates Trasl, 151172 088, 5.9,
B, Sarie 0ED WL usD 150, 350 BLEE 000 Noop ke, WA IBIIYEN USD 850, 00 TI862 Lo
e Morpan Stanler S M HALOH  USD % 180, nag 1,BLE TG Om
berril Lpech bertgaye st Trus, Norgan Stanley 53158 1064 USD 4, 608, 000 421576 002
Saries AP R 0T UsD B m, M5 0.0y Morgan Stemley, FEN Z699%
e i, 2Ll UsD 3 B0, 000 LALME DM
Mol Lk et vt Tt Mbegan Stanley, PR £45T%  yep  guonomn  eSSEE5 003
B, S MR W LM USD =79 mom ooy L4205 l -
W';lﬁ ] . ﬁ::’:jf“ o PNy saoonom  aaBtEmMe 01p
WeeLife Copita] Trst I, 4L 1.
ey, UsD 3,779, 0 4, 60,59 oz grmmi:nlar. FRY 4.47% _ 51, 521, 000 42,097, 14 oL
Wetlife Sepsmitization Tnzt, FIY, ""“5 ler i Cital . I
Series 0I16 K, A UsD 8, 366, 550 R L h"";:’:“,“. “I_m“‘;’mﬂ'am' usp RATRI0 Z05RO0 GO
im‘f-. 5:4., HASIEWWER  USD  S4NM0 4T0M 0w PN ;"ﬂ“ %ﬁg,]*.ﬁ." =D - .
Elife, Tne LENILEM  USD  JLEEMD ZLESIH 0O m‘j By '
WitLife, Ise., PN 3130 Piogetual  USD 2,404, 090 LOTLTE 001 o e 085 Cpita] 1, I
Vidify, loc, FOSSIEPopitil  USD IO LGBSIS 00T g o spieoman W' USD 986, 871 a0 00
:L”fﬁfmmj T, IsD 11, 158, &7 9,120,47 0.4 LIGE 23100035
; ) Rorgm Stamley 455 Capital 1, Ioe,
WIL ST, Sin DB A, o g puaw rmem 003 Tt BN Swin3OHGT W USD 07,577 /LI 00D
HAL 4166 2401200 ' ' L16 28067088
M Bsonth Poupertins fpucating Rorgm Sanly 455 Capitl 1, Tee.
Partwership If, 1443813 USD  B0OM0 G DR 0OS g g Seis 2003 W USD L0M4D  LEELEZ 0D
1ynsE 1156 2508703
A frovth Progestins Opurating forgm Stanly 485 Capital 1, I,
Partaership 1P, EEIT, ML 4. 6258 USD 4, 650, D 4, 62, 1| [ Trost, B, Series 2ON-EI W' 1ISD L, 370, 007 1,112, 4B oon
L5/ as LO0S 250150
W Grovts Progerties Operitiog orgn Staaliy 185 Cigital 1, loe,
Fastasrzhip IF, BEIT §. TR usp 8, 748, 00 B8 185 003 gt @, Series 200D W' USD 1, T4, 953 LHEHs 0l
uww;n L0 500 H
WEH Grorth Propee tins Oprratiog Worgm Stanley 435 Capital 1, Ins.
Partnership L7, FEM 4. % 150000 =0 LAw LO0E A% Trogt, BN, Series 2004-BS W' USD 733, 144 5R0,TSE OO0
Wichwels Stores, Ine, 1440 3% 0518 2500
/2T UsD e, 10 MLEE OO el 485 Cpital 1, I,
Nicrochip Teshanlagy, [nc., 144 Tnast, B, Series SR W' USD B4, 023 TEEALT 00
4,20 00/03/ 2035 s AWM LDAOE DO asvenan
Nicrosoft Corp. 4,18 06/0L20T  USD 1, 965, a0 2,000,930 001 Worga Stanlsy 485 Capital 1, Ine.
Nicrog€tlarp, 2 FISROLOE/280  USD 3, 575, W0 3,062,040 DL Tnest, BN, Seie2OLCD W' USD 1, U5, 636 LEET, 5 001
Wiksetinmt Daweistims, 144 0 150N
5,358 15ha/ e B0 RAAM0 ATRIR LR e el 485 Cpital 1, T,
Wileogy Phus o lings UG, WG.B  \op P s g nps T LSS ZOAC W USD 1, G654 178 L3B50 0.0

ol e
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20F 1 2R B RE
WRA- WRAI
ahd aihd
SRE AW BH-SESE FE (-0 HE) 2 el i AF SN-SEeH B (-0 Wk
Margan Stnley &5 Capital L Ine Forgn Staoley 435 Capital 1, Ine.
Trgt, BN, Serier D04C2 WL usD 3,4 L5, Tod 000 Trest, N, Series 20051 W0 U=D 68, 460 o7, 218 non
1063 20/ 0558 191200
Wargan Stole &5 Capital 1, T Rurgm Seaalay 425 Cxpital 1, e,
Trst, FBL, Tevies 00-H2 W' USD 0,580 WS DD Tnest B, Series20SKC1 R USD 12,M 56,50 000
15683 250NN 058 2500
Worgan Stole B3 Capital I, ilnlr. Norgan Stanley Back of dmrica
Trt, PR, Series DO0N-HES W0 s 5L, 43, 52 000 werill Lmch Trast °C° 46N0% USD £, 00, oo 1, 656, 360 Lo
2.0 201N 15/ 3041
Bomgan Stole -ﬁ Capital [, Ini. g Sl ek of faiss
Trugt, P, Series 2008-HE6 'ﬁ UsD U9, 535 T4, B8 0.0 e il Lol Tt ¥ L W SEE i) 5 850, na0 3,212, 164 ool
1. 06F% 2T A 15
Borgan Stoley &5 Capital [, e Ry Sl Bk of aerics
m; m;’ el W Us usz BOE DO it e Tost, A, S UsD 580, 000 49262 0o
- LT T, A 508 1S
hﬁﬂ" sm]ﬂ “ E-'mhl L ot wsml“ Bask of Mmérica
Trst, PR, Series ON-HER W' USD 5, 144 N8BT 000y Lewh Trest, R, Seris
1, BET 5 —— I-Hl. L S 2, 000, non 1, GOS, 473 oot
Mangan Stinle M5 Capital [, Ine e — '
Trgt, PN, Series 204N W' USD B, %1 55,00 0 R Stmley Bk of Mica
3.6 24/ I ¥, U 0 @ 00
e Sacly 45 Capital 1, o :Tt En'd. “:1; Sarns . 2 0o, 000 1413, o
Trut, PR, Series 20N W' USD 5,520 o4E 00 4
L0128 2R l:r!m Stanley Capital [ Tougt, P,
Morgan Stioley AG5 Capital I, Joi. Serie 2007-M01 P 55EL =D 05, 393 7, 185 non
Trgt, B, Secis HOCT W USD a3, 885 mme poy  RWIM
1524 2001 Worgan ol Gapital [ Tust, P,
Huqn SE]H ' [‘-Wl.tal I.. Ine ﬁrlﬁ 3:']?-]3! T . ““Em“ UEE‘ 31 ﬁﬂ'l UUU zpuguq 'ﬁa o UI.
Trat, B, Seies BOCOE) O USD e Luaam  op (NGDE
gz Stnley K5 Capital I, ot Serig ME12Y DT, MALENH  USD 1, 159, 803 BT, B non
Tnot, FB, Series MOG-BEL W USD &5, 381 e o DU
0B B forgn Skole Eifllta] [ Trust, F,
Wargan Stenley A5 Capital 1, Ioc. Serig 0P W, WAL 4ATS =D 1, 160, 0ag B30, 908 non
Trt, P, Jeries S0S-HE W USD 3, 500 5z o IUONEA
2.0 205 IM g Stanley Boetgae Lom Trug,
Bamgan Stoley A5G Capital [ Ioe P, Serier D45 "L S4SE S 150, 763 142,306 non
Trgt, PRI, Jeriss 2004-HEE WY USD &3, THL e, B3 0o ELH
1. BI% 2R Worgm Stanle Brtgge Low Tz,
Moty Sl 465 Cpikal 1, T Saries 2054 L 58 250005 UED 5,832 LEE 0o
Trgt, B, Series 2008-B W' USD 14, 74 1,03 000 g Stale ortgee Luen Tnst,
LS 2R Seie D0F2 W 52982900 =D a0, 737 BLE, G54 non
Wamgan Stanle G5 Capital [, lor Worgn Stanlsy Bortgage Lo Trug,
Trust, FRY, Series 2006-HE W' LI 1, 28, T80 3, &% 0.00  FEN, Series 0050 2ZET 04N USD 3, 566, 307 1, LB3, 192 nm
1238 2505 0N ki ]
Worgan Stole /G5 Capikal L, Ior Worgn Stanley Rertgage Lo Trugt,
Trest, FRY, Series 2004-HE WY =D 7, 122 b5, 45 000 Fw, Seriep 0402 "W 2EME UED 604, 323 SLB 424 n.oon

12588 2iG M

B

147/213



EDINETOOOO
O00DOo000O000oo00ooOoOooOo(Ece264)

OJooooooooooooooogodo
JPMorgan Investment Funds — Global Income Fund

BdE AR FFIREE (E)
20204 12AN BB
WRE!- WREI
sbE & B
bk 3 AN BR-SESS WE (-0 HEMN 3 gt 3 AR BNSESE WE (-0 BEm

Bortgzpe IT bor tgage Loen Teust, PR,

Mew Albertsons LP 6. B25%

hasoht s Appons A R X B X T epsih USD 1, 005, 000 wIEE 00
NertgagelT Trust, MR, Series 2053 e Contury Bows gty Lone Trug,

UWLIS BB S0 AWREM 35D DO o e aml R ONE USD LIME LOG3LSL 00D
Nertgage T Trust, MR, Series 20055 Bns

WSS /e w0 o.mn HOBD O Cronry Bowr Spity Lo Trus,

Mo Credk Resares Boliings, T, BN, Series 20F3 W LBE USD 473 LED 000
WFLX LF 5. 29% L5/00/2025  USD 3, 30, b0 3,100,830 000 MewCrmbuey Boms Sguity Lisn Trust,

WL, Inc, MAA SIS 0¥ USD BUSL 0 6044 D03 BN Seis 21 W' LM USD R40L56 L7EM 0O
WTS Systems Corp., L44A 575K Hi0FN

L8e/2iaT WD GHEW0  LELME DM B Sty Lo Trus,

Woeller Woter Products, Tnc., 144k A, Series DM W QOIS USD 316,000 25504 00
5.’ lym USD :I‘mm ll m| la u. nl mﬁ

WTT Holding LLC, 1444 7. 5% New Crotiy Boar Equity Lise Trust,

25/08/2025 U RELITE AT MR o e a0d WOIRE WD 61,120 s5,4% 000
Mators Industries, Dnc. 5.75% o

oL 2Es USD AMM0 LEBI by Bomr Squity Losn Trust,

National Cineliedia LG 5.75% N, S M2 W LOTE USD 45,006 W85 000
LS/08/ 2185 V50 160, wob BT W gy

Nationa] Cirebelia LLE, 1444 5508 Rew Cratury Boas Bquity Lisa Trugt,

1544 /208 =l LML LALL DO o omi M W LES U 297,933 HLAN 000
Netioal Rezal Ikilities Conperatin B/

Fimer Cap, WSRO o0 VRMD BBLAR D ey Boar ety Lo T,

NaticesLink Funding Conp., Series B, Series A4 W' OME USD 75,110 FLMT 00D
FR-LILE CE', L B 2RES =D L. LsLlé b Tl

Natioegtar Mortgage Beldings, ., Kew Crotury Bous Equity Lina Trugt,

14 5 129 151200% IS0 AMEM0 ADOERN DB e e aet W OLUE USD H1112 WLEL 00D
Maksoegtar Nortgage Beldings, lac., i 1]

1 8 5L w0 ikl BLET O o Cronry Bowr Sty Lo Trus,

Natioegtar bortgags Beldings, Iac., N, Seriez I051 W 0WE  USD BL, U4 00 0o
Mo £ usD LELM0 LUBIS e o

Notioewide Metual besanece (0., ek Kew Crotiey Boas Equity Liso Trust,

L1300 w0 LMD LU DO o trisIMI W LWE  USD 867, 968 WELZ 000
Nevient Corp, 6 S%15/06/222  USD 55,00 500,58 0.2 206N

BOR Corpe, DA 3. L1SK DNR/0S USD 1, 258, 0 3,061,789 000 e Crotuy Bowe Squity Lo Tru,

WR Corp., 605 TSROLOR/MNT  USD L6080 12,190,162 085 B, Seies XM W 208 USD 215,071 LM 0o
NCRCorp., 1444 SKO/I0/2028  USD S.20,00 459,50  0.02 25/08M

WK Comp., 18U 6 1DSROLIGS2009  USD 11, 35, 0 10,789,508 005 M Besidet il origage lom Tust,

Niflis, be, WASYS WIVES  USD 3400 500438 003 M SesEBH W, WALS  USD 5051207 51686 002
Neflis, be, WOAEE HEN  USD  LLGEON0  L0,BTBIS 005 Z540ES

Netflix, Inc. 5 S¥15/02/222  USD 500, 000 4710 000 Nee fosidetiad lortgss Lo T,

Metfliz, Tne § TS OL/R04  USD %0, 000 W,mF 000 A Seie EFL W0, WG USD 4266215 AIEE@E 002
Fatflix, Inc 587058 05/0L720S  USD 1, 940, 00 LBL3, 4 0L B

Wetflis, Inc, 42058 IS/04208  USD 18,000,040 LL B3GR 005 e Residmeial gy o s,

Wetflis, Inc. S80SV USD 15,504,000 15, D204 006 N, B\ Seie B AT, W USD § 557, 565 185,303 000
Nee ABertsncs P 113 506206 USD LU0 4F530 042 LB 2E

Nrw ABartsncs [P 143 0@ USD LG6H00 LSS 001 e YorkLife lasrance Co., 144

NewAlbertscnslPSR0L/06/2031 USD  LL,56000  12M2,8% 005 315K 15/05/2050 D L s L
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¥ 35 1 (AL H0AAE E)
20204£128 31 B B
WA WAL
aihd & A
B AN BN/HESH W (-0 MAMN RS AR AKNSESH W (-0) HE(N
Wew Yoirk Life Inporance Co., 1444 BRI Encess Tpread-Col Lakeralicel
4.4 1555/ =0 .. MBS 0O e S EPO1 T, WM USD OB, 434 SEBUIS 000
Newell Brands, [mc. 4 0758 L350 250
OL/06/2025 UsD m N33 L0 e Compitios, e, 5,623 e T
Wewell Bk, o 47SOUM20E  USD 15,044,000 16,3026 00T iyinE ' '
:milm E:mk. Dne. 5,015 por R, mmmm, RR I - T
Messter Brosdcasting, lnc., 146k In Finnes Cap. 6.
TR A v swnew  nmese o GEERPRe O RER ye ageme suem 0w
Muxstar Broadcasting, [nc., L4 -
e ereeny USD 19,153,000  16,ML9® 0.0 ﬁw ¢ Cap. 562 e L048000  BLTEMO0 003
NeatEes Bramy Capital Boldingy, . -
L B OIS WD mmew  eesmo o el O SRS ug g smem 0w
RestErs Enery Copital B liings, 1., e
PN 2, M 15 =D SmRb0 4@4m DLW mm”‘gj“m Cap LU pen pgmenmn 1243582 D05
;ﬁ:&uﬁ:ﬁgxm“mr e, = 10, LG, B0 10, 975, 68 0.4 Oneaia Fiaancial Tsosance Trast,
i — Series BMEM T, 14MSE% USD LASLOOD LIBT3 001
W ety e I, ey, SEMLMD A 0M4Em D0z HALWH
Hel 429 1570
Nest Geegy pesiticg Paroes . pten lortggs vl i
B By Gy feoms 0, yepy 1,529, 090 LG OBL 0O dsset-Beked Pasrrogh
WAL L2 15 Catifimte T, B Seier 2oy U0 405,077 B/ L
Nt Brueg (perticg o B,y LUSLM0 LWEET 0Ol K 098 BALDS
WL 458 150 .
Nielzen Financs LLC, 1444 9% Wpkeun Hortgege hsoptance lorp.
UsD BAZL 00 G BLIE DS dmtBxkd Bstrg
15/ 20ee tatificate Tt B, i 2SS U0 4, 601, A08 LEBL LT 002
MiSnmee, T, SMAESFerpetsl  USD 1058080 BEML5E 04 w“““’ R 1 iy
. 0,718 2512005
E".J”:Lm g&m UsD s L15 oo e bt G
L e S 158 SO B ' Ut S W0 0% USD aamoe LI 001
Merdstron, Inc., ABISE per gucnn gm0 B
L3/0573003 ' o . E-:Luh-i o % L USD 520, 081 38,508 00D
Nerfolk Seutharn Gep, 4,098 # :
oy UsD LWSM0 055G 0L m .
Morthern States Fowar Co. 2,68 o (e Bt
DL/ 1872051 UsD LEnmn LU EM DOl gy peh etifiote Tus, BN, USD 215, 605 165,303 00D
Bowditar Mortpage Punding Trust, Series 20FS R 0,58 29N
PR, Series DD W LME USD LML LI03m 0oL Optim e bt dt Gorp.
T mnmm%mmm. m USD LIRSS L0422 000
Novelis Corp., L44A 5. BTSK S D05 W' LESEISVRAT
s UsD BESM0 BINIS LB e ot G
Morelis Corp., B 419 00D USD 10, M5, 0 B 050,200 004 deset Bk Cortifictes Tk, BN,  USD 35,433 3,35 ooo
MBS Energy, Dnc., 1444 3. 5758 Seies D05 W LWSRISNE
15/02/2108 D HIES00 AL DL e bertges Lom Trot, L - - sLan nm
MRS Energy, [nc., AL RSE  \or sarwn  pweas  ng 66 EET W 0ENZEEOM '
15122081 iy e B L - i s .
MBS Ensrgy, [nc., 1444 5.25% Serios DS ' 0.B4250B0E 75508 e
UED LM Tul4E o W
L5/ 2080 iptim Ooe bortgogs Low Truot, P 504, 852 MR 0m
ﬂizusrﬁnﬂmuﬂplml S B0EY W LSS L0
Mates, Series DIEEENDL O, 1WA USD L 6, 7 OO0 Otis Forldwide Corp. . 36I% - 1, 935, 000 L B2, 26 o0l

L Tl T

1502/ 2050
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2020412831 HBE
WA WAL
aihd & A
53 AW BN-SESS WS (1-0) MEX) bl AR BRSESE BE (1-0) BE%
Dutfreet Bedis Copital LG, 1644 3 Plains A1 Autricen Pipel ine L, 7
i UsD 7, 265, M0 BIBLISE D0 el i) 700, 000 44078 000
Desg-Brodoey Glags Coteiner, Inc., Plantromics, Inc., L4445 5%
Wi 628 ISR UsD 5, 185, 0 U3 LT iy UsD 14 184,000 (1625380 008
Peci filorp 338 150372050 USD 4, 720, 00 407,08 DB O Cemeral Rurckger LIE, 14449.95
ParPetrolew i, AT 0 B i) 4, 150, 000 BB 002
1512/ 2025 " M Finmcial Services Oeg, I e, B 64, 000 19258 oM
Par Barmcatial, e, WALE o0 S LM LI BN 006 [Pl £RN 95 Pegprbual T
jf Feieh i R : M Finmcial Services Grup, o, o) o B85 008
Pk hio lnkugtries, lnc .68 o0 - mosg  pgy [l F IS Pepeial % 54, .
HL T ' : M Finncial Services Grop, [os, usD 21, 365. 000 15,6595 008
Farsley Evargy LIC, 1445 3758 USD 5, 755, 590 7, T, TS 0 [Faed, ER0 4558 Ferprtun] e
A P ' ' ’ MR PG SRR Trust, FEN,
Farsley Energy LG, 1444 5. 254 Sris MIEATL W, WALEW  USD 3 171, 000 L5035 ol
by UsD 8, 672, b0 RSB X oyt
Farsler Enargy L1C, 1444, 158 PHMAC QR 15SUER Trust, FRH,
1B VD TARED RTLIE DLW o awpen W, MM USD  S0N0000 47BLE5 002
Pattersa-IT] Baurgy, Tnc. 3955 By e
0L0LE is0 .00 ALAE MW o BGH IS Trat, I,
Paktersaa-T] Baurgy, Inc. 5. 158 Series MMEGT? W', 1M L3% USD 1, 050, 000 BI.000 0.0
ity Uso 30,000 WOMS 00 o
PEF Bolding Co. LCE IS0/NE  USD f, 985, b0 3,55,69% 0L Post Noldings, [nc., L44k 5%
P elding . UT, LMAS I o ng STES UsD 13,194,000  [LESSIT3 008
115 E0ES ' i T PostBoldings, Ine, MAS.TS o WLEENe NG LM
Pemphes Fismeial Serviee, be., oo 200,000 TR O til b3 ' '
TR LT o] : T PustBolding, b, MAUSENE 3, 150, 000 27@ o
Progle’ 5 Cloice Bone Lo Searities 151
Trgt, FRL Seig 042 W' LEW USD 1,050, T8 5B 000 PostHoldings, Ine, 44453
i b k) 5, 022, 000 4,466,708 002
PegmiCo, Inc, L S619/03/240  USD 5, 765, M0 566,05 002 PostBelings, Dec., 1448 4,538
Prfmais o rap, I, 100y o moms e 1SN k] 5, 200, 000 samm 00
6,055 DLbA/tEs Ruilio Blibg, b, WALIS o)) L07,000 34383 00
Pecfosmince Food Grap, e, WM o0 9 301 880 T e _ _
5.8 LW Tt ety Bctishes TR, i ey, L8000 LZEME L0
PetSuart, [ne., 1444 7.125% vSD BASM0 UL 010 N OE L L L IR
15f03f2023 ' ' Frastige duty Eaivabdes Trazt, Sarins uED 1, 00, 000 GSLE0E 000
Fetfmirt, [ne., 1444 5. 8758 vsD 32 208,80 MR 0L WY, LM 50% R '
0L/06/2025 " bt  frestian frads, T, WABIEE 2170, 000 GOKEE 003
PetSmart, [nc., 1444 0, 6758 VED 5,300, 090 T et e '
OLA0R 2025 ' e ' Prestige Brmds, Inc, LHA 5. 1299 s 1, 955, 000 1715, 766 Lm
Pl looorations, loc., 1WA 0 5, 55, 090 LW L H{T ' '
nanE ' B ' Frine Bealthere Semvices, I, 140 LD 851, 000 75, M5 000
Fhoto Bbicgs berowr 3, B, W e 050,00 M5 g o WIWES
ER L) T Prin Sty Sevices Borowr UL, 6 317,000 SSED 002
Pike Corp., 1484 5. B 0LS/208  USD 3,488, b0 3,009, 08 DL B 5 1SR
Pilgrin' 7 Pride Carp., 1840 5,78 Prine Seority Services Boerower LIE,
e el usD N L gt s F, 586, 000 5EBEEE 0.0
Pikrin' £ Pride Corp., 1AL 5,575 Prine Seaurity Services Boevowr LIE
oo UsD 2, 610, b0 R gt s k] 4,102, 000 LB oom
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¥ 35 1 (AL H0AAE E)
20204E12 831 HIBE
WRA- WAL
aihd & A
B AW BN/SESE WE (1-0) M2 ey il AR BNGESS WE -0 BEM
m:-.m M, NSHE o ko mmnie 0w :Iu ;tm;m :1 m:m E.-;I}EF?; UzD RI6L033  LEIS3M4 D01
! . UsD 4, 256, 181 340544 002
Providene Servies Cop. [Toel, HAL SD 850, 00 TR HE
LR 1YL ' T e Smovay U 4060890 GATSWE 002
Pruketial Fiecial, Toc., B 5 5% LA Trust, FIN, Teries 302250
Lm0 UsD 1,21, 0 fas 00 5438 1BV 151) 186, 505 158,050  0.00
Prukestial Fiecncial, The., 70 5 6240 B Trust, T, Seris JOGDE W'
o USD LMD RTINS e USD A0S 415L0W 002
PIC, lac., 1844 161K 150072008 USD 2,060,000 L TG 2 0.0 RAGCTrast, FRN, Series NOS-EMEI
FIC, [mc., 144848 153 fmeE  USD 1, &30, 0 1, 51,50 [T b, ¥ 5 =D 4 163, T 1,753,790 an
Publix Semvine Co. of Cobemab 208 BT Trust, 0, Sermes 20T W
. Usp 4, 160, 090 3, 0, 65 [ 0.5 BRI UsD 102 156 B2, 673 non
Plcmintnmicnlfe®  yep  msew  amsos om pope I WRATIR ey g sumes  om
Gorve, I, WAL LIISEOLO4200  USD B0, b0 i, 065 000 EfintniGhldee, be, WU
Geave, D, 4 TSK1S/1/29  USD 108, 500 B2 L0 IAYVEE v e
A, [nc 13 MANEE USD FE000  GM3IM 005 DimtnGhliees, be, WAL
O o Lowns UG, 140 2608 rwim  eLsg g WS HED ATIRLO00 4 0D
wins ' B ' Trreem Pemacntialy, b 08
i ke Losns LLC, 1448 2.8758 = - - Lol s =D & 285, 000 2,578, L0G ool
/1 " oA, " Dsicce B ity Lo T,
m&uag;mun TTEE S, T ﬁ,ﬁ;;:u Wl EE LF UED 09, 879 BS,EE 00D
Fain CIT Carhon LLE, 1448 7, 154 Ereaissance Boae Bquity Lon Trugt,
I USp BLSM0 A2 D o eric 3 M L0 USD SEILTET 44T LI
B Trat, R, e 200000 W0 H0¥aH
s K ‘ UsD LBLIN L E4E5 ool R b sy e T,
wuwé SeindER W B Lene® LmLuw o T Sms3OST UMY S U 225, 135 UsT8 0o
B Trust, PR, Series 2060 0" Reaiszacee Boae Equity Lom Truss,
0.9 X8 Usp LURER LMD DOl cri 30 W OLEW  USD 455,383 0,08 000
RAL] T, FRY, Series 2000000 W' Hwmn
byetppdiech i =D R N Euwhm&’mm’f
RILI Test, Seriss ENGASE AL 6 R, i D0 WC LES USD 811, 247 MWLITE 0O
Usp LEE N 545 L
BID% B0y
RALI Trast, FIN, Series M0G-GEI0 Eroig sance Boaw Equaty Lo Trust,
oA USD o RLTLES LEAN DL o e P GAG USD 438,712 WL 00
RALT Trust, Series 2006-5H 4 H¥au
L3 250 50 44478 LBLEE DB o aerial it Searitistin Tt USD Lo LB 000
BT, S I R B .8t T ' '
-t ] . ' ’ Bidtial diot oitisttia Tt, o §, 227, 513 546654 D02
Rt PO S BOF 0 Tmhs  Lusas  ng SEeRES W N '
(LTS 25T ' e " ikl b Seomitistia T, 5,211, 60 LS8 00l
RALT Trust, Series 20005 'Y 63 vSD 3,155,011 140 05 pg e N IR F- '
ey A5, b bidantial 1ot Semitiotian Ty,
LI Tt Srias 205500 09 6 o s ngy AR N SSNUARN HED 52,013 LT 00
BnEs " ' N idantia] 1ot Semitimtian T,
BiL Trust, Semiss2006-B0 95 6 Sarin O WL 6B UsD 729, 415 MB,60 00D
e UsD 2eR33 LMLSM ne G
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BdE AR FFIREE (E)
20204 12AN BB
WRE!- WREI
sbE & B
bk 3 AN BR-SESS WE (-0 HEMN 3 gt 3 AR BNSESE WE (-0 BEm

Bevidetial dutat Sscaritization Truxt,

Sentes KirarleGmCo, (Thed 455

s 0 sEawam USD 558, 625 mms e o LD 1, 444 000 LULEE 00
Remoo iy Group Iszuer, bne., THL @ Seripps Excror 1, Ior., 1403070
lmﬁf? UsD UL R X it i) RUIRIND L4BLEZ D01
I Tssusr, Tn., 144k ;
ppepirin il USD 15,00 wim oo SomrBol b MU uep agim zams  am
WG] Trugt, Series S00F-500 "W £ :
v D SEAT 4 @ASE  paz TSR WA hep Lwma Lemu0 o
BG] Tngt, Series D059 241" :
.15 B/l =b 1 1w m;ﬁ“' WSS ey 67, 000 55016 00
EAGH Trugt, FRY, Derieg 2004044 -
W 4T 31108 UsD LEAW  L4&LSL L m‘;;;t““" R 95, 000 BS5,209 .00
R Trest, Secies 20656 iE4 6 i
ﬁw::‘s“'“ 558 e 171, 468 199,80 000 Seemed Credit Bk Tresfer Tt
: X, F Seie 3UF1 WD° 00ME USD 266, 087, 176 S0,52 OO0
m]u“"‘“'“ WETS oo maLm WL L6 00
) Selber 14 B & Botertainment, [,
il!I‘B:ﬂ]?Pr@iruul-F, BTLIE  yoh pnas0 IB4ID 085 o o VD 800, 880 08480 000
Ritrdid oz, WAL B 0005 USD 7, 767,090 605,607 gy Semitiod dnt-facke Boibls
Rite hid Corg., WAAERIS/N1/H0  USD 11, 256, 900 U, @8, 0% 0 Ezgn.m;mum WU 545, 346 435,202 000
I Excrow Igouer LG, 1448 5,255 A
113 b SUSM0 REATR DI sonined ikl Brsinbli
K8 Docsel] ey & Sons Co,, 144658 UL Tgt, R, Serie MMAEL W USD 198, 460 164,006 000
e Usp 150, 800 BB 000 oo
BR Dooeel Loy & Sorg o, 525K Seasritized dgzet-facked Reoeiable
LT 2Er VD w0 WLAD 0Oy g e SeismstR W USD a8, 572 WIS 0O
fﬁ;ﬁ Inc.. WASZR ey 3, 541, B0 3,06,79 0.0 ﬁmnﬂ I
Sabew GLEL, [ne., 1444 5.25% UL Tgt, BR, Serie WP ¥ USD 1, 198, 515 BEL5TD 00D
UsD 345,000 3,060,130 0.0l
154/ 2025 ' R BB B
Saleo GUEL, [nc., A3 oo LW SEESE gz b, MOESPmpesl USD LS00 (7121 00
l]l..n"[l!ﬂ[@? Smzata Techwlogies, Inc., 1940 _ 1, 956, 000 . ™
Trt, § mémbﬁ u‘.:'mn:?a: Usp ms, 52 w0 0. LU I8 o
s AR f h i Sequala Mertpage Trugt, FEN, Series
m - 208w s s U 1, 193 153 M4 30E 00D
ot Sroribae i
! ; UsD 1,046, 70 1,564,550 0.0 eqwis Westgate Truzt, FIN, Jeries
;mﬁss'n _ :_.ﬂ?wm: 262 W s anmme  U 1, B35, 933 LSOE BT 0L
30 RERE JROELEIEY INE -
Suries W6 WY |54 vsD S B0, 0.0 Ehmm e, W pep R000,000  25ETE L0
BN .
S lair Trlmisicn Grap, Inc, 1440
%Eﬂ;ﬁmlmhm. ETS 5D 1,554,090 L4560 508 WA UED 5 465, 000 4,556, T28 0oz
SH Commmi eaticns Carp., REIT Sirfes Wladio, ., WULEE ), 1695000 G050 00D
o1 IR USD 130600 LD EBETE DS 150MM -
. : Siraus DiLadin, Bac., 1405, 3758
:;rlﬂ]ﬁ;:;n; b eemtional UsD 1, 50,590 1, W0, 09 0Ol e UED 11, 598, 000 9,878, 161 0
St G bl e, o e e ;“,‘“‘,"E‘F"""" e WA pep gm0 lMLT0 006

He 3 B
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128 (A 25 0R4AE (s
20204128 31 B B
WA WAL
aihd & A
RS AR BN GELE WS (1-0) MR BRsS AR GhSEM Bl (-0 BR%
g;u”*hﬁ:;"'“ Ioc., WLESE o &08,000 400,38 0.2 ?Tﬁ'ﬂ'é}ﬁ,ﬁﬂm i) L5,500,000  13,565,34 00§
iy o Sl B US T VR R i A ot - S U P F Y
:’;”mﬁ‘““w' Woogen L Lmas 0w ﬂ:f' ‘;‘::';:'ﬁ ’sz'm Usp L5000 GL4EDT 00
g;:]ﬁg;:"'m‘ e, WAB yep  amzew  amasw o6 f‘,,ﬁ‘;“, botries, e, WA yep  gemnome zaems  om
m;ﬁg’;ﬂl‘fﬁ Uso B0 Bar  m mm"‘m‘m“" e WLIE pen pmamonn isemEmE oo
:;;1?@ a;Hu:] T 142, %60 nLE2 0.0 m&mm:mm e, NS cimon aem om
mm”“‘“”"“* ™ owe osmem qusim om oG e s am
Soutbem lifimia Eliom 0o, 5.6 mapls, e, WAL VW00 USD 469,000 Z54SESM 013
AR VD AWRRD AT DB olls ke, MANBEISWOR  USD  D7.079,000  IB6L76 0.0
Sesbwvstern Pkl Sevice Co. 1.6 Starbucks Corp. 3. TSR OL1UOHT USD 2190000  2067.m7 001
SR04 USD LMLW0 LB DL o ks Corp 44551649 USD 705000 3,968,409  0.02
preiaity Doderwr ting § Bl Starbucks Corg. 3355 10002050 USD SATLON0 49167 00
E‘Fiﬁ’z:ﬁrﬁ:mm 50 == e L0 ﬁ::;:ﬂ"‘ Gorp. FRIES  yep  lse000 125259 005
z:‘:‘h':;“i;::’;:;' = - . i‘:;;st‘:'l“‘ Grp. FRSES  yp  monon 1261 008
g ﬂml o ﬁ;};“ﬁmm UG WA s e LUBROND  ESED 003
wivms 50 3L LWATE DL o iem Casinos LIC, 1k 4 .
Spectm s, ., L 5.5 i RE5000 TENRLEE LI
15012 UsD Ll 4125, 48 nw Stericyle, [nc., Lidh 30755 e B1E 000 Lo o Lo
Soirit heralysta, Ioc., 16455 15/01/228 3,08 L,
kirea UsD s s nm MR
Spirit Aerolyste, Inc., 1A 7.5 W L Ll S UL
1AM " . Usp 9,371, M0 B, &5, T4 0.4 : T a—
f;,?n;;;n:aﬁm“ e 48 oo - W 0w l%maﬁnhmm: WY USD 581, 898 59,880 0.0
Sprmt Capital Gorp. 660 IFIVEE USD L, o0 03 0E 000 Swctured dustshle Bite bortgage
St Cypital Gorp. 278 1062 USD 51, 157, 0 G5, 502, 509 028 Loo Trst, BN, Series2O-0 "ML USD G, 893 55,06 non
Seriar Conmuticatings, lae. 1155 1158 20
AL o L0 w0 WLEBL OB o endidistible fate bertgage
Sprint Gorp. 1.605% 150872025 USD 54, 508, 000 92,673,506 039 (oo Tnet @, Seis @0F1 W0 USD 306, 758 65,206 000
Srintorp. TESSOUECE  USD LRGN0 SLEM IS 014 LB SACAN
Sprint Coep. 1258 15008/2021  USD 1,128, bl 56,135 000 Strutured dszet Tovestwent Lsn
Sint Gorp. 73TR1SWART USD  S,LM0 LIS 016 Tt PN Sis MBI S USD 145, 342 UBGE 000
158 15/09/2 s
Sintorp. TS 1SR4 USD 10,6400 L6, E0,88 006 LK ISASM
5PN FLOF, Inc., L44A 5. 075K Strutured et Iovestuent Lomn
15/08/2025 UsD SELM0 AT 00 g e e 2ES W USD 1, 149, 248 BS6,212 00D
m]“"" be, MG o nme LERIE O ﬂﬁfﬂim o
s rat, uTs: s Ay, S same  ngy OLFSmsENS WLME  USD 454,541 L5500
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128 (WAL HOR4AFE ()
20208 12BN A B
WA WAL
aihd & A
B # AW BN-SESS WS (1-0) MEX) e fut AR BRSESE BE (1-0) BE%
Serchred dzzet betnest Lom Tallgrass Boegy Partrers 1, 44l &
Tret, 7B S0 W' LB USD 161,49 BLME L0 WIYE Lo L L L L
SRR Tallgrazs Erergy Partrurs LF, 160
ratre dsset Enestnet Lo 55 140 UsD 4,701, 000 300B, 13 002
Tnot, BB, Series200E W LU USD ur, 1 050 000 Tallgresr Gy PartrersL?, Lol 88
proac e hercoet k1) 1, 130, 000 BEGETD 000
Serchred dzzet Enetnest Lom Tallgrass Energy Partrars LP, Lé4A
Tt Sea DS 0 LOTS USD LU mIZ 060 L8 150e SO AERMD o AsmaE
et e 1 Targa Desources Partaers LF, 1844
Struckured Azzet Mortpuge L1 ayey U 644,200 7,864, 760 on
[awestoents [] Trost, BRN, Sertes  USD 3,889,500 140,058 000 Targa Resources Partners LP 4 255
Y T e 11 s 7, 305, 000 5,900, 115 INIE]
Struckured Asset Mortgage Targa Reeources Pastoes (2 5. 1239
lovestmants 01 Truct, FO, Suries USD 19,265,599 7,050404 003 oL uso S4L000  Tesme o0
e DI T T T Targa Besougoes Partoees (9 5. 5758
Struckurd hsset Maetpags poyipas usD 1, 555, 000 L30EE  am
[awestoeats [1 Trost, BRN, Sertes  USD 3,508,713 2, &1, 59l 0.0l Tarp Reswerces Partners 19655
W-ATE AL 0 IS0 0 1581/ HED 1,733,000 BM.156 D03
Steuckured Asset Nertppe Targa Bescurces Partners LP 3
[awestnaats [T Trask, RN, Saries  USD 556, THD 41, 671 L 15nE v 4 T10, 000 3,197, 44 o
NGRS AT BT BTS20 Targa Besoumees Paztoes L2 6,579
Steurtursddsse t Seearities G, 15oynE = B, 251, LELE M
Mortpape Loan Trust, FIN, Jeriez USD 5, IZE, 53 4, @3, 630 002 Teashers Dnpmraae B doquity
WHECY WY AT 15702006 dssoriation of Mrica, WALALZY  USD 4,400, 000 44RR BT 02
Struckured dzzet Secaritieg Comp. 15050
Martpage Loan Truse, FIN, Seviez  USD 1, 687, 458 1,1, 300 0L Teachers lnsurance & Aouity
WAEE A 00488 15 0 Agsaciation of hmrica, 164308 USD 8, 206, 000 AT0BE 0O
Structured Aszet Secarities Comp. 15134105
Mortpuge Loan Trugk, PO, Seriez  USD 2, oD, 533 1, M, 053 000 TeamHealth Baldings, Tnc., 1448
GEC M 0,30 1912/ 1755 0L/02/ 425 L i L
Structured hsset Securities Comp. TN, be, A4S I0UEE USD %, 142,100 LBSZLTT 0
Mortpege Lown Truge, PO, Series  USD 1, 35,50 1, D, 10 0,00 THEL Inc., 1M45 S1S0UM4  USD 133, 000 GO, D64 non
0GEE W 033 /a0 TOM, loc., L6004 IS00ER  USD 3, 870, 000 3,250,786 0O
Stouckered Azset Secrities Gorp Trewt Bl heare Comp, 1444 4. 620
Pass-Torogh Trust, Series @=L USD 1, 5L, 582 1, 33, 476 000 ououan uso 1.8 00 1,658, €10 an
(LR §ct ik Tenst Heal tacare Corp. , 1644 7. 5% eps 3 018, 000 2,640, 768 o
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CAD 105, BLD EIR BT, 257 19/01/2021  Stendard Chartered 33 -
{HF B3, 483, 31B ELR T6, 919, 848 0B/0L/2021  Barelays 357,251 =
THF 298, 128 EIR 274,672 19/01/2021  Barclays 1,115 -
THF 2,314 EIR 2,137 13/01/2021 BNP Paribas 5 -
HE 4B, 406 EIR 44, BB3 15/01/2021  REC 127 —
v 2, 208, 353 EUR 276, 348 15/01/2021 BWP Paribas 260 —
{MH 2, 54, 248 ELR 313,697 15/01/3021  Citibank 1, DE3 =
o E42, 164 EIR B0, 258 19/01/2021  HSBC 140 -
CIF, %4, 930 EIR 3,616 13/01/2021  Goldman Sachs 1 -
HE 188, 414, TS5 CAD 263, 041, 261 1%/01/2021  Barelays TE3, 073 -
EUR 4E, E3B CAD 71,981 1%/01/2081 FREC G4 =
HIR 7B, BEY, 00T CHF 408, 015, TEE 19/01/2021 Barclays 973, 052 -
EIR 2, o7 CHF 2,815 15/01/2021  HSBC % -
2l 114, 022 CHF 122, TBb 19/01/2081 FREC 360 -
EUR 5 Tl4 CHF 6, 153 19/01/2021  State Street 1] -
EUR 273, 623 o 2, LTT, 137 15/01/2021 Merrill Lynch 1,049 -
FIR 83, 621 {HH BB, 244 15/01/2021  Toromto—Doainion 835 -
HIR 104, 123, 368 HED o4, 5B1, 455 DB/01/2021  REC 1,688,214 0. 01
EIR 305, B22, 060 HED 2, B, 540, 65T 1%/01/2021 FEC 1,657,530 0,01
EUR 20, 9, T4T IFY 2, 45, 546, 593 13/01/2021  Goldnan Sachs 28, 35 -
a4 304, 040, 287 TFY 38, 353, SBT, B3E 15/01/2021  Merrill Lynch T43, 478 -
HIR LD, 535, B59 iz 1, %32, 000, 00D 1%/01/2021  State Strset E, BED -
EUR 1, 058, 338 SGD L, T3, 980 1%/01/2081  Werrill Lynch S0 -
HIR 115, B49, 549 s L4L, BE4, TH 04/01/2021  Citibank 3Z,Bl4 -
EIR 4, 267, 0D s 5, 054, TER 04/01/2081 Deutsche Bank 114, 5B1 -
ER 2, 823, 000 ush 5, 435, 658 D4/01/2021  HSBC 22, TB4 -
EUR 1,879 s 2,302 04/01/2021 REC 3 -
HIR 219, 158, 510 s ZEE, BET, 458 DB/1/2021 Barclays 1,651, 443 0. 01
FIR 1, B55, 463, 319 s 2, 000, D00, 00D 0B/0L/2021 BP Paribas 25,522, OB1 0. 11
HIR 1, B41, 8T8, 250 1D 2, OO0, D00, 00D DB/0L/2021  Citibank 11,735, 012 0. 05
ElR 4, 959, 448, 620 ush B, 000, 000, 000 0B/PL/2021  Goldman Sachs £, 624, 905 0. 30
EUR 104, 182, 341 s 126, 659, TBS 0B/01/2021  HSEC 958, 35T -
EUR 274, 305, 487 usDh ¥33, 26, 256 0B/01/2021 Merrill Lynch 2,885, 116 0,01
ER e usDh 1%, 46T 19/01/2021  Barelays 138 -
ElR 12, 851, Bl4 UsDh 15, 6%, 653 15/01/2081  Citibank 108, 733 -
EIR 37, 552, 315 s 45, 919, 308 19/01/2021 Goldman Sachs 139, T4 -
HR £, 161, 202, 0TS sh 7, 526, OTZ, 409 15%/01/2021  Merrill Lynch 2%, 365, 01% 0. 13
ER LD, 579, 056 ush 12, 564, 032 1901 /2021 REC L6, TO3 -
EUR 19, 341, 615 s 23, 56T, 828 19/01/2021  Standard Chartered 139, 822 -

161/213



EDINETOOOO
O00DOo000O000oo00ooOoOooOo(Ece264)

OJooooooooooooooogodo
JPMorgan Investment Funds — Global Income Fund

1580 A (AL 25 OR4AE ()

20F 1 2R B RE

F B AEEREE

A g— EIFER N BEuEC
TR L] ol A ol EHE =T 4 — {a1—0) S5 T E (%)

2l WE, 154 Ush L, 158, B3% 15/01/2081  State Strest 2,158 -
EUR 2, (46, 116, B38 UsDh 2, 457, 060, 528 19/01/2021  Toronto-Doninion 11, 648, BT1 0. 05
HIR 3, B9L, ODO =D 4, 755, 791 02/02/2021 Citibank LT, 548 -
FR TST, 156 USh 024, 137 02/02/2021 HSEC 4,514 -
oBF B9, B54, 024 EIR T, LT, 264 DB/OL/2021  Merrill Lynch 363,514 —
P 27, TR0 EIR 35T, 554 15/01/2021  BNP Paribasz T 212 -
GEP 70, 374, 440 EIR TT, BT, 4530 19/01/2021  Goldoan Sachs 430, BTT -
GBF 27, 220 EIR 30, 062 15/01/2021  REC 235 -
&ep 18, 351 EIR BA1, 356 19/01/2021  Stendard Chartered B, 0% —
&P 115, TeT ELUR 127, 376 19/01/2081  State Strest 1,475 -
P 1, BT, 253, OTE EIR 13, 238, 305 13/01/2021  Goldman Sachs 24, 266 -
Py 1, BOS, 337, 543 EIR 12, B48, 221 1%/01/2021  Stendard Charvered 46, B4T -
56D 13, 565 ElR 8,553 04/01/2081 REC 2B =
S60 1, 122, 010 EIR B8, T4D 05/01/2081  Citibank 2,663 -
560 3,235 EIR 1,593 13/01/2021 Citibank 3 -
550 26, 355, 261 EIR 15, B12, 823 15%/01/2021  Goldman Sachs 28,510 —
60 2, 161, 965, 128 EUR L, ¥32, 179, 656 15/01/2021  HSBC 1,507,035 0. 01
G0 3,451 ELR 2,128 15/01/2081  Werrill Lynch 1 -
SG0 12, 266, 009 EIR 7, 535, 023 19/01/2021  REEC 31, TIL -
ED 144, 534, 037 BEL T32, 215, 229 04/01/2021  Citibank Z,B84, 442 0. 01
{1:01] 1, B4, 410 BRL 5, 304, 005 04/01/2081  HSBC 25,878 -
= %, BG4, 288 BRL 29, 208, 631 DE/02 2081 Citibank 34, IS -
usD 3, 165, TB4 EIR 2,574, B12 DS/01/2021  State Street 5,615 -
) £, 524 EIR 4,402 15/01,/2021  RBC % —

aESHEREERNSESH - BE 164, 677 bad 078
BAL 4, 526, TEE UsD BET, 271 04/01,/2021 Citibank (L2, TL4) -
BAL TLB, 565, f2T Ush 141, BLT, 548 02/02/2021  Citibank (2,855, 353 {0.01)
CAD L7, G1B, 585 EIR 11, 520, 579 15/01/2021  Barelays {48, 8500 -
CAD 2, 186 EUR 1,412 13012081 State Street (g -
OHF &7, (4B, 353 EIR 52, HE, 334 19/01/2021  Barclays (138, 053} -
THF 50,013 EIR 48, 365 159/01,/2021  RBC BT -
i 375, 103, B52 EUR 4T, 118, 223 1%/01/2021  HSBC (153, T79) -
{1 2, 263, 143 EUR 263, TR 13/01/2081  Merrill Lynch (4500 -
v 2, B30, 00O EIR 362, 489 19/01/2021  Toronto-Doninion {1,917} -
CI¥, 17, B37T, TR1 EIR BT4, 566 15%/01/2021 Goldman Sachs (2, 508 -
EUR 1, 135, 076 AL L, B35, 637 L3/61/2021  BNP Paribas {21, 262) -
EUR 175, 539, BOR ALD 290, 362, 06D 19/01/2021 Goldean Sachs (2,913, 358) (o.o1)
EIR T, 153, 655 AlD 11, 516, 341 15/01,/2021  HSBC {101, 382) -
R 2, 530, 530 D 4, 078, 628 1%/01/2021 REC {38, T58) =
R 1, 523, 259 ALD 2, 485, 148 150172021 Stendard Charvered (23, 318) .
EUR 1,471 ALD 2,350 19/01/2081  State Street (15} -
EIR £, T63, 136 AlD 10, B9, 66T 19/01/2021  Toronto=Doainion (103, 093) -
EIR 106, 288 CAD LBT, 1659 15/01,/2021  RBC (TB1) -
ElR 2, 137 CHF 2,314 04012021  BWF Paribasz {6 -
ER 154, 337 CHF LEE, 500 13/01/2021 BNP Paribas (168) -
EUR 82, 261 CHF B9, 165 19/01/2081  Citibank 281) -
HE 93, 526 CHF 108, 256 150172021 REC (251) -
EIR 436, B03 e 3, 458, 230 15/01/2021  Goldoan Sachs {1,171} -
EUR 2350, BLE GEP 229,19 19/01/20281 BNP Paribas (4, 283) =
HE 289, 723 GEP 262, T36 15/01,/2021  Citibank {2, T0B) -
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2l 811, 184, LTE GEP T32, 67T, 190 15/01/2021  Goldnan Sachs (4, 302, 358) {oooz)
EUR 217, 618 GEP 158, TOT 19/01/2021  RBEC {3, 548) -
HE T1S, 487 GEP G50, 5B 13/01/2021  Stendard Chartered {8, B2ZT) -
R 56, BTS GEP 81,214 15/01,/2081  ToromtoTDoainion (327} .
HE B, 249, 454 IPY TH3, 959, 93¢ 15%/01/2021 BNP Paribaz {29, 428) -
EUR I8, ¢85, 525 JFY 2, 2590, (49, 656 13/01/2021  HSEC (22,563) -
ER 7E, 031, BEE SEX TT4, TED, 468 19/01/2021  HSBC (1, 27%, 358 {o.on)
HE 1, T33, D&0 SGD Z, Bl4, 563 18/01,/2081  Citibank {3, 228) -
HR 12, 218, 07O 560 1%, 93T, 257 15/01/2021  Goldman Sachs {82,539 -
EUR 3, BAT, 5TE SGD 5, 928, 082 13012081 HSBC (9,377 -
HIR §, B12, 243 G0 g, 105, 061 19/01/2021  Merrill Lynch (4, 548) -
HIR 4, T20, 958 56D T, B35, B30 15%/01,/2021  RBC (28, 371) -
2l 3,368 560 5, 468 15/01/23081  State Strest (17 -
EUR 1, 149 56D 1, BEG 15/01/2021  Toronto-Doninion 4 -
HE 4, 493 UsDh 5,524 DE/01/2081 REC ) -
R 2, %38 UED 2,870 15/01/2021  REC et} .
R 11, 380 UsD 13, 370 13/01/2021  Stendard Chartered 2) -
EUR 2, 573, 7156 UED 3, 165, TB4 15/01/2081  Stats Strest (5, 554) -
il 1, 723, 211, 200 EIR 13, 62T, 221 19/01/2021  Goldoan Sachs {218 -
TPt 2B%, T02, 583, 5TS EIR 2, 296, 558, 472 13/01/2021 Merrill Lynch (5,615, 83%) {o.02)
usD 3, 585, 580 ERL 21, 332, 905 D4/01/2021  Citibank (58, 071) o
= %, 992, 0TS ELUR 4, 631, 480 04012021 Citibank (73, 739) -
usD L, 023, BO3 EIR BEL, 268 04/01/2021 Deutzche Bank (28, B33) -
) 138, 081, 122 EIR 113, 439, T34 D4/01/2021  HSBC (3,338, 633) {0.02)
uso 7, 113,015 EUR 5, BUT, 595 04/01/2021  REC {13,259 -
UsD 54, 108, 509 EIR 28, 283, T3 0B/0L/2021  Barclays (4BE, 2800 -
uED 167, T2B, BB EIR 139, 966, B44 0B/0L/2021 B Paribas (3, 272, B0} {o.02)
D 25, 775, 151 ElR 24, 955, 243 DB/01/2081  Stendard Chartered (T30, 3700 o
S0 7, 354, 22B EIR B4, 128, 0B4 DB/0L/2021  Toromto—Doainion {1,088, BB1) {o.01)
ED 31, M9, 586 EIR 26, 242, 230 15/01/2021  Barelays (211, 108) =
UsD g, 003 EIR 7,372 13/01/2021 BNP Paribas (37} -
ED 3, 520, 383 ElR 3, 211, 997 1%/01/2021  Citibank {17, 882) -
usp oe, BE2, 280 ELR £7, 529, 08T 15/01/2021  Goldean Sachs (134, 242) =
usD 3, B4E, 515, 443 EIR 5, 149, 200, 474 19/01/2081  Merrill Lynch (14, 944, 6T4) {0, 06)
UsD L, B3, 9EB EIR L, 313, 576 19/01/2021  FEC (B, TS0 -
{15:11] 2B, TEZ, 5TD EIR 23, 440, 507 15/01,/2021  Srendard Charvered {5, BRE) -
1] 22, 125, B35 ElR 18, 205, 428 15/01/23081  State Street (1TE, 476} -
UsD 1, 360, 427, 576 EIR L, L15, 252, 140 19/01/2021  Toronto-Doninien (6, 889, 274 {0,030
i) 141, 101, 530 EIR 114, 43, 515 02/02/2021 Citibank (20, 4400 -
sD 1, O3, DBY EIR L, 470, TIG 02/02/2021  HSBC 2, 170) —

GEAREMEEREESH - A6 4%, 344, 047) 0.2

GBS WEYERIGHE - BE 135 334 636 1.5 i
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15 9 1 (G 25 BAAA R (e
202041231 B W
AR R )
Fa-rilIhafi-dy- el b bl MU 1=

IEBE MR aw {a—0}) (1—0) &t ST (%)
EURD STOKX 50 Index, 19/0G/2021 6,431 ELR 228,300, 500 3, 215, 500 001
MSCI Emerging Markets Index, 19/03/2021 1,508 i->1] 7%, 053, P54 2, 193,783 001
o B Sl Mk A A R .02
5P 500 Emini Index, 15/05/2021 (1, 458) USD (227, 206, 257) (2, 346, 203 .ol
US 10 Year Mote, 22/06/2021 20, 939 S0 2, 354, 446, 135 {52, 375) i
&R R A Tt , 354, i
& B M R T IRAC R 5. 00, 15 001
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2022

191,956,158,339

369,084,998

191,587,073,341

211,144,923,060

0.9074

2022

277,192,555,709

370,929,958

276,821,625,751

210,783,598,785

1.3133
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2022
2022
59 686,771
67 5,083,625
126 5,770,396
51
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32
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38

193
31

2021
193

52
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30 31

2020 31 2021 31
15,043,754 18,142,958
22,555 21,674
37,718 8,485
1,716,518 2,100,011
1,488,866 2,599,647
2,800,000 1,700,000
965 4,938
21,110,379 24,577,716
22,517 21,892
7,082 12,845
15,435 9,046
60,000 60,000
96,312 192,744
97,415 83,967
111,558 150,945
393,031
10,438 8,754
375,723 889,443
391,159 898,490
21,501,539 25,476,207
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30 31
2020 31 2021 31
126,790 152,810
1,356,914 1,657,429
819,678 969,445
537,235 687,983
453,324 513,505
393,642 1,604,718
566,403 852,844
46,164 66,485
2,943,239 4,847,794
248,016 230,152
319,062 468,136
122,076 132,202
34,159
723,315 830,491
3,666,554 5,678,285
2,218,000 2,218,000
1,000,000 1,000,000
1,000,000 1,000,000
33,676 33,676
14,583,253 16,546,042
14,616,930 16,579,718
17,834,930 19,797,718
54 202
54 202
17,834,985 19,797,921

21,501,539 25,476,207
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30 31
2019 2020
2020 31 2021 31
11,978,587 11,210,022
6,385,101 9,990,252
1,979,026 1,781,474
103,415 93,012
20,446,131 23,074,762
6,356,526 5,711,697
142,371 92,591
1,647,780 1,989,635
1,353,529 1,704,125
276,173 267,484
18,077 18,025
273,937 279,663
207,406 202,218
11,047 12,892
161,123 147,956
32,570 41,369
2,664
8,628,022 8,275,806
4,697,592 5,189,294
271,615 282,890
3,032,042 2,896,911
762,778 867,658
556,677 1,070,437
74,478 71,396
359,980 376,875
22,481 12,096
16,498 16,761
142,717 687
125,827 171,713
1,136,155 1,071,717
215,714 195,441
93,567 215,744
25,049 19,208
210,452 246,791
1,946,956 2,096,413
7,082 6,092
84,678 70,894
9,084,753 9,689,732

2,733,355 5,109,223
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30 31
2019 2020
2020 31 2021 31

421,000 352,360
536 268
12,991 8,463
27,896
21,032 326
455,561 389,316

0

12,975

11,795
2,756
24,771 2,756
3,164,145 5,495,782
3,164,145 5,495,782
914,672 1,960,274
34,159 427,280
948,831 1,532,993
2,215,313 3,962,788
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30 2019 2020 31
2,218,000| 1,000,000( 1,000,000 33,676( 15,367,939 15,401,616| 18,619,616
3,000,000 3,000,000( 3,000,000
2,215,313 2,215,313 2,215,313
)
784,686 784,686 784,686
2,218,000| 1,000,000( 1,000,000 33,676( 14,583,253| 14,616,930| 17,834,930
2 2| 18,619,613
3,000,000
2,215,313
57 57 57
)
57 57 784,628
54 54| 17,834,985
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31 2020 2021 31
2,218,000| 1,000,000 1,000,000 33,676| 14,583,253| 14,616,930| 17,834,930
2,000,000 2,000,000 2,000,000
3,962,788 3,962,788 3,962,788
)
1,962,788| 1,962,788| 1,962,788
2,218,000| 1,000,000( 1,000,000 33,676( 16,546,042( 16,579,718| 19,797,718
54 54| 17,834,985
2,000,000
3,962,788
147 147 147
)
147 147| 1,962,936
202 202| 19,797,921
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30 31
2020 31 2021 31
30 31
2019 2020
2020 31 2021 31
12,991 8,463
421,000 344,000
30 2019 2020 31
56,265 56,265
56,265 56,265
2019 25 3,000,000 53,319 | 2019 31 | 2019
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31 2020 2021 31
56,265 56,265
56,265 56,265
2020 23 2,000,000 35,546 | 2020 31 | 2020 26
30 31
2019 2020
2020 31 2021 31
20,201
20,201
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@
30 2020 31
¢ 15,043,754 15,043,754
@ 1,716,518 1,716,518
@3 1,488,866 1,488,866
(4 2,800,000 2,800,000
21,049,139 21,049,139
« 819,678 819,678
@ 537,235 537,235
€ 453,324 453,324
(4 248,016 248,016
2,058,255 2,058,255
€ ¢ € (4
@ ¢ G
(4
60,000

92,737
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31 2021 31
@ 18,142,958 18,142,958
(¢ 2,100,011 2,100,011
G 2,599,647 2,599,647
“ 1,700,000 1,700,000
24,542,617 24,542,617
@ 969,445 969,445
(¢ 687,983 687,983
G 513,505 513,505
“ 230,152 230,152
2,401,087 2,401,087
¢ @ € (4
¢ 2 €
4
60,000

188,432
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30 2020 31

10 10

15,043,754
1,716,518
1,488,866

2,800,000

21,049,139

31 2021 31

10 10

18,142,958
2,100,011
2,599,647

1,700,000

24,542,617
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30 60,000 31 60,000
30 2020 31
92,737
3,557 3,500 57
17 20 2
3,574 3,520 54
31 2021 31
188,432
4,312 4,020 292
4,312 4,020 292
30 2019 2020 31
22,546 536 0
31 2020 2021 31

3,768 268
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¢!

Q@

€

30 31

2020 31 2021 31
1,510,256 1,395,783
179,190 167,249
4,531 6,979
218,537 53,192
79,657 158,789
1,395,783 1,464,414

30 31

2020 31 2021 31
1,739,834 1,604,595
8,699 8,023
233,361 149,600
169,080 173,332
79,657 158,789
1,604,595 1,776,761

30 31

2020 31 2021 31
1,395,783 1,464,414
1,604,595 1,776,761
208,812 312,347
97,254 161,402
111,558 150,945
111,558 150,945
111,558 150,945
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30 31
2019 2020
2020 31 2021 31
179,190 167,249
4,531 6,979
8,699 8,023
28,600 32,260
3,412 1,303
149,834 135,248
6
30 31
2020 31 2021 31
52 13
48 87
100 100
(6
30 31
2020 31 2021 31
0.3 0.5
0.5 0.5
30 65,879 31 60,193
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30 31

2020 31 2021 31
259,768 391,656
104,842 82,101
28,299 86,823
92,670 100,644
146,254 146,344
21,994 6,254
653,827 813,822
653,827 374,481
439,340
34,159 46,309
34,159 393,031

30 31

2020 31 2021 31
30.62
1.85
100 481
0.08
0.16
0.01
27.90
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30 2019 2020 31
11,978,587 6,385,101 1,979,026 103,415 20,446,131
13,049,154 2,454,420 2,828,014 2,114,541 20,446,131
JPMorgan Asset Management (UK) Limited 2,448,851

JPMorgan Asset Management (Asia Pacific)

Limited 2,738,452
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31 2020 2021 31
11,210,022 9,990,252 1,781,474 93,012 23,074,762
12,799,203 4,977,728 3,394,022 1,903,807 23,074,762
JPMorgan Asset Management (UK) Limited 4,966,592

JPMorgan Asset Management (Asia Pacific)

Limited 3,333,286

190/213



EDINETOOOO
O00DOo000O000oo00ooOoOooOo(Ece264)
Ooooooooooooooooooad

30 2019 2020 31
212,773 396,378
100

13,000,000
JPNAM 2,800,000

14,101,000

3,500

100 12,991 28

421,000

JPMorgan Asset 22

Management 941,829 249,973
(UK) Limited

JPMorgan Asset

M
(Zg?geggzgfic) % 2,652,034 781,020

Limited
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31 2020 2021 31
213,649 391,741
100
8,000,000
JIPMAM 1,700,000
9,100,000
3,500
100 8,463 17
344,000
JPMorgan Asset 21 4,733,256 790,138
Management
(UK) Limited 994,861 299,344
JPMorgan Asset
Management 60
(Asia Pacific) 3,325,196 968,603
Limited
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31
2020
2021 31

351,869.22
70,430.80

31
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2021 31

3,962,788

3,962,788
56,265
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32
2021 30

15,721,923
52,263
11,355

2,203,738
1,177,534
1,300,000

523

20,467,339

21,892
14,611

7,280

60,000
2,374,266
79,904
169,571
570,456
7,428

3,261,628

3,268,909

23,736,248
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32
2021 30

54,174
1,424,478
1,013,646
410,831
308,745
1,105,859
1,428,497

66,485

4,388,240

231,989
779,306
191,973

1,203,269

5,591,510

2,218,000

1,000,000

1,000,000

33,676

14,923,033

14,956,710

18,174,710

29,972

29,972

18,144,738

23,736,248

195/213



(¢

EDINETOOOO

O00DOo000O000oo00ooOoOooOo(Ece264)

32
2021
2021

30

6,037,156
3,863,147
1,131,821

61,529

11,093,654

3,029,303
1,034,778
275,599

4,339,682
4,620,743

2,133,228

19,919
10,580

2,142,567

2,142,567

1,029,684
164,108

865,576

1,276,991
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32
2021 30
32
2021
2021 30
1,766
12
2,917
16,990
10,580
32
2021 30
2,087
8,177
10,265
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2021 30

2021 30

2,160,820 2,160,820

2,160,820 2,160,820

231,989 231,989

231,989 231,989
60,000

213,446
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231,989

32

2021

30

60,000

201/213
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6,037,156 3,863,147 1,131,821 61,529 11,093,654
6,037,156 3,863,147 1,131,821 61,529 11,093,654
32 2021 2021 30
6,037,156 3,863,147 1,131,821 61,529 11,093,654
6,137,669 1,449,215 2,346,383 1,160,387 11,093,654
(
JPMorgan Asset
Management (UK) Limited 2,337,676

JPMorgan Asset

Management 1,413,920
(Asia Pacific) Limited
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1,276,991
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2021

2021

8,000

7,196

48,323

5,251

78,100

3,000

3,000

7,495

6,000

10

12,200

11

10,000
2022

12

3,000

13

10,857
2021 17

14

3,000

15

11,945
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16 40,500
17 3,000
18 1,711,958
19 1,770,996
20 135,000
21 51,250
22 38,971
23 36,800
24 61,385
25 5,481
26 145,069
27 31,844
28 37,924
29 26,000
30 20,000
31 215,628
32 70,000
33 324,279
34 279,928
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