EDINETOOOO
O0000O00000O0Ooo(ELLs18)
OOoooooooooooooooooood

2022 9 7

03-6250-4740

10

1/52



EDINETOOOO
O0000O00000O0Ooo(ELLs18)
OOoooooooooooooooooood

2022

2/52



EDINETOOOO
O0000O00000O0Ooo(ELLs18)
OOoooooooooooooooooood

1

1

1

2021 12
404
1985 8 1
2,000

1997 5
2004 10

2005 10

3/52



EDINETOOOO
O0000O00000O0Ooo(ELLs18)
OOoooooooooooooooooood

2015 7

211,581 100.0

o1

11

1

2022 6
404
1985 8 1
2,000

1997 5
2004 10

2005 10
2015 7

4/52



EDINETOOOO
O0000O00000O0Ooo(ELLs18)
OOoooooooooooooooooood

211,581 100.0

TERENRE T DREGSHS (CIBRAERIS) ~NOREEEUT.
KEHNICHS ANSHADMEERORBER IXT . OS2, %
[EERIZ7 ATESEOBEOEN,, RITEROERPERICHTIMBORELE
gg fgﬁ;;t EBLF T MEABIOMBO TR, BEEHRO TE

EFEFRENRE T S RAGHS (LB REHS) ~DBREZECT.
HEERIR7 FHNCHARERECKRAZTVLET  RABANREAECOVTI.
FRIELTRBENYIETORLIY. AEEDOREEZTET .

HIORTEROEE. BN E(ELEY . HBICSVWTTDESH
ERVZ7 BEOBEICE HADMEN TET AT L BN HREAS D Tk
WHEFENAT & BESICE)ZDMEN B BRI EENBUET.

HASMIISSETRULSETHBIC. TOHEASMEESSOHS | BH
TR TRHRMESPREISCLUNE | HFREENTVSESICR. TEH R

EEIR7 LMY, THBRBOFENHERN SN, I7 /ROFEBE
1:;;':?5%#&#!11&.ﬁﬂtut*ﬂ@ﬁﬁﬁmmgitra-ﬁlaanfw
WET.

PEICETS BRENREICB I 3HSBRORICEERRESCEALRANOEA

Yz [C&BEEERIIDLICKY, [EEE) RBEE) SH - HEEOSUA
INRELLBIURENBIET .

37

HuaAn Shanghai SSE180 Index Fund
5/52



EDINETOOOO
O0000O00000O0Ooo(ELLs18)
OOoooooooooooooooooood

HuaAn Shanghai SSE180 Index Fund
HuaAn Shanghai
SSE180 Index Fund

QFII

6/52



EDINETOOOO
O00OO0000000000dn0(EL11518)
OooooooooooooooooooOn

BRRNGREISAEORBROUHRG | Teo7 o728 7r iR S AR ERA LR

® TrUFOENEERS LUEAGH(HESTEIGN ORE @ T RSO RET S 2 - OREROLE

Zr RO MREFIL. 2020066 202266ATS. _ . CR1 T SR
A F e - AT, 201 7T F—2020SH T T, TR PR T — 2 (202085 LU G R
A AT 201 9 AR 2022 EE KT o S '
i L) {56}
18,000 100 e
T 7RO R ) {1 80 80
27 G T-INERRESEEE B
16,000+ - [a14]
| S N (S8 :E 40
14,000 " 20 20
LLTT——T o 0
12.000 + "" =20 =24
40 ~40
10.000 Gl W 0 80
{ -80 -80
B.000 ' — 2 -0 =ion .
1707 1807 1907 ‘20007 21407 ZruE DA TAER FREE IO SeOW FEEA

G T R T O T PO R R R E

< SRR S B TS RS ) = SR B DS L THEL T, ERCE Sfim o BT 8arsua T,

SERE Rt EEFICH TS T RO T

Ty ETHEMBRE R BS IO SRES s EREL oD AL THALCENRERCSEEC N THY B EEERCE T THEL:
FSHRESR TR WS ST,

KRFV-I70OFHEEEREERETSY. 77/ FOSRARATRBIE A
LEERGBEOERTHY  MROBRAREFITIDOTREIEE A

KRN EEEIS 20BN VT
Bt W EENTORIX) W EEN TOPIX) (&AL, HEDRRMEELE BB T2 50,
(AT BRAR L TORBRERT o7 — T b T T, SR — AR R

A M TSR T Y. TOP MO R U TOPIN S T T
T e PO e it PR e (LU TUPX LS,
HETH ESOEH, ERECSR. RS TOPN M T I TR
BUTORM AR AR T 2 T T O P E LA T,

SR ES WMECIT Bl s T TR MECIDZ Y A T LT 2 MBAAN ) &k MO Inc ML SEny . 5%
A B ROEREE TR T LT, A MSCI D2 A A T TR TR
BEHR T O R T S TMSC IncimmL T,

FREE MSCIZT T —aaf g —irul- MACITF =325 F—F yhA 2 F e AMBEAG R MEC] Inc.rmmRL

o TSP A RERERAT ) HREEE T URORRE TR SN T UVET, B MSCI Iy =T =
T T T SRR LT O Re R T TS Inc L,
EE L ] MOMUIRA-BP| 1 B NOMURA-BPEM) SH. R St RN T S RO Em

T —F R P I AT NONMURA - BPHBS O 1 - Fuf AT Lhien
IR R ST O — IR S E L L T, ), Eat, SRR
B seitt BN, 5. T e LU aSE R T2 00T,
SEmEwEEC TEED NS 0 VPOl E RS L T AETaL RS A,

SHLEM FTSE RN = o FTSEHFEMA - F =77 @8 <B#%) 12, FTSE Fixed Income LLCIZE @8 T,
ik HE) BErE RTEROEMNOES PRERTEEHECHERR CNETEL WS
A FuFATEFTSE Fixed Income LLCH. 2/ FOE sy —TiEg,
EIFVFOESR, ERSILREREEET-THUE A DO 0TI 20
F—=1F, WRBEHOH 2BREL T, FTSE Fixed Income LLCEH, 2ET—F0
ERMHLIRSHERELe . ArF—70ER. KR caNE - o285
WE AL ET A, DO 7 T AT T SRS I BT O B o
FTSE Fixed income LLCITRMILET .,

W JPENLA GBI EMSTT—/ T - JFELHAGEEMITO—=1 TN F A =2 B JPEL R aUTa—R
o4 I—=T AR THTLa— R SR TSR T R T O T 7 — 2 TEmiss
WA T ATT. RSB T T —U L RO S, BRiERE s,
RTREScESLTHITNERNCEUMEo T TL T SRS EEELR,

ELH T =D T T — LA T,

A B LI CE DR MR LT PR T LEY,

7/52



EDINETOOOO
O0000O00000O0Ooo(ELLs18)
OOoooooooooooooooooood

20.315 15 0.315
20.315 15
0.315
20.315 15 0.315
15.315 15 0.315

2021 12

8/52



EDINETOOOO
O0000O00000O0Ooo(ELLs18)
OOoooooooooooooooooood

20.315 15 0.315
20.315 15
0.315
20.315 15 0.315
15.315 15 0.315
2022 6
4 6 30
3,241,648,398 97.41
— 86,237,442 2.59

3,327,885,840] 100.00;

9/52



EDINETOOOO

O0000O00000O0Ooo(ELLs18)
OOoooooooooooooooooood

4 6 30
84,053,279 2.53
4 6 30
) ) ) ) )
ISHANGHAI SSE180 ETF 41,652,214 73.72|  3,070,901,195 77.82)  3,241,648,398/97.41
4 6 30
97.41
97.41
4 6 30
FTSE CN 2207 42 589,629.6 80,590,573 614,964 84,053,279 2.53

10/52




EDINETOOOO
O0000O00000O0Ooo(ELLs18)
OOoooooooooooooooooood

1
1 ( 1 8 ) 794,707,341 818,644,341 10,060 10,363 10,250,
2 ( 2 8 ) 816,939,382 816,939,382 10,086 10,086 10,000
3 ( 2 8 ) 2,826,411,951f 2,861,579,95] 12,618 12,775 12,960
4 ( 3 8 ) 3,810,215,981 3,810,215,981 14,112 14,112 13,900
5 ( 3 8 ) 3,762,883,925 3,762,883,925 14,093 14,093 14,050,
6 ( 4 8 ) 3,118,748,926( 3,118,748,926 13,739 13,739 13,780,
3 3,748,827,001 — 13,885 — 13,840
3,492,582,693 — 12,935 — 12,820,
3,516,156,713 — 13,023 — 13,120,
3,638,628,391 — 13,476 — 13,320,
3,756,969,114 — 13,966 — 13,880,
3,682,545,033 — 13,792 — 13,915
3,773,333,002 — 14,132 — 14,390
1 3,576,976,098 — 13,397 — 13,650,
2 3,649,315, 646 — 13,668 — 13,600
3 3,069,037,632 — 13,520 — 13,700,
4 2,893,758, 755 — 12,748 — 13,060,
5 2,930,805,867 — 12,911 — 13,050,
6 3,327,885,840 — 14,857, — 15,105
1

1 303 00

2 0 00

3 157 00

4 0 00

5 0 00

6 0 00
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38 59
12 133
3 12
4 6
5 6
12 8 4 6 8
62,727,724 88,292,719
5,911,008 12,389,411
3,675,512,693 2,998,852,132
899,474 4,566,671
21,772,680 18,262,512
3,766,823,579 3,122,363,445
3,766,823,579 3,122,363,445
606,876 554,129
3,034,310 2,770,560
3 15
298,465 289,815
3,939,654 3,614,519
3,939,654 3,614,519
2,670,000,000 2,270,000,000
1,092,883,925 848,748,926
11,671,365 16,084,977
3,762,883,925 3,118,748,926
3,762,883,925 3,118,748,926

3,766,823,579

3,122,363,445
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5 6
3 6 9 312 9
3 12 8 4 6 8

146,114,701 523,781,384
15,970,058 10,979,930
162,250,642 407,319,927
188,721 127,415,273
388 461
606,876 554,129
3,034,310 2,770,560
2,205,203 1,114,576
5,846,777 4,439,726
5,658,056 131,854,999
5,658,056 131,854,999
5,658,056 131,854,999
1,110,215,981 1,092,883,925
11,674,000 112,280,000
11,674,000 112,280,000
1,092,883,925 848,748,926

5 6
[ 3 12 8 1|10 4 6 8 ]
2,700,000,000 2,670,000,000
30,000,000 400,000,000
267,000 227,000
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5 6
3 6 9 3 12 9
3 12 8 4 6 8
A 22,450 A 25,653
B 5,847,426 B 11,671,365
C=A+B 5,824,976 C=A+B 11,645,712
D 5,846,389 D 4,439,265
E=C-D — E=C-D —
F — F —
G=E-F 11,671,365 ( ) G=E-F 16,084,977
H 267,000 H 227,000
1=F/H — 1 1=F/H —
5 6
3 6 9 3 12 9
3 12 8 4 6 8
26 198
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5 6
3 12 8 4 6 8
5 6
3 12 8 4 6
139,621,460, 427,222,365
139,621,460, 427,222,365
12
1
85,515,484 — 86,414,958 899,474
85,515,484 — 86,414,958 899,474
6
1
114,589,796 — 119,156,467 4,566,671
114,589,796 — 119,156,467 4,566,671
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5 6
12 8 4 6 8
1 14,093 13,739
@
@
SHANGHAI SSE180 ETF 41,652,214 150,572,753.61]
41,652,214 150,572,753.61]
(2,998,852,132)
2,998,852,132
(2,998,852,132)
(QD) )
2 )
1 100.00% 100.00%
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2022 6 2,000 400,000
211,581
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2022 6 30
904 19,365,803
16 1,403,852
93 425,414
52 160,162
1,065 21,355,231
38 59
2
19 52
193 2 1 37 3 4
1 4 3 31
( )
36 37

( 3 3 31 ) ( 433 )
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2 56,803,388 2 51,593,362
2,001 293,326
598,135 645,109
31,359 61,092
13,216,357 15,750, 264
2 662,230 2 783,790
2,300,000 8,401,300
269,506 295,584
73,882,978 77,823,830
548,902 1 391,042
1,435,369 1 1,079,023
628,433 628,433
2,612,705 2,008,499
15,822 15,822
3,569,171 4,381,293
1,895,190 1,581,652
5,480,184 5,978,768
18,616,670 16,803, 642
320,136 159,536
1 814,684 1 810,684
538,497 524,244
258,835 189,708
916,962 982,406
45,230 45,230
23,600 23,600
21,487,417 19,491,852
29,580,307 27,569,120
103,463, 286 105,392,950
( )
36 37

3 3 31 ) ( 4 3 31 )
533,622 565,222
158,856 197,334
133,877 7,418
5,200,810 2 6,423,139

4,412,521 2 4,565,457
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4,755,909 2 4,328,968
752,617 1,112,923
873,027 769,692
933,381 942,287
160,710 149,028
691,143 5,517
18,606,476 19,066,990
21,600 10,800
1,145,514 1,246,300
117,938 117,938
245,426 250,214
1,530,479 1,625,252
20,136,956 20,692,243
2,000,131 2,000,131
3,572,096 3,572,096
41,160,616 41,160,616
44,732,712 44,732,712
342,589 342,589
6,998,000 6,998,000
26,951,289 29,000,498
34,291,879 36,341,088
81,024,723 83,073,932
)
36 37
( 3 3 31 ) ( 4 3 31 )
2,301,606 1,626,775
2,301,606 1,626,775
83,326,329 84,700,707
103,463, 286 105,392,950
)
36 37
2 4 1 3 4 1
3 3 31 4 3 31
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67,963,712 79,977,953
2,443,980 2,711,169
21,613 13,459
70,429,306 82,702,582
26,689,896 2 31,644,834
668,150 720,785
250 500
2,077,942 2,430,158
12,035,954 14,557,009
798,528 1,450,062
296,490 138,868
378,180 379,428
51,841 49,590
16,613 17,729
1,977,769 2,172,978
8,391 649
45,000,009 53,562,596
352,879 414,260
6,461,546 6,496,233
933,381 942,287
160,710 149,028
1,272,568 1,282,310
2,721 4,874
22,768 21,698
402,939 430,233
666,331 724,961
481,135 494,615
11,763 -
1,358,911 2,249,287
413,538 379,054
12,541,193 13,588,846
12,888,103 15,551,139
( )
6 37

2 41 3 41

3 3 31 4 3 31
170,807 243,133
2,726 2 7,408
81,557 1,089,101
275,835 137,485
65,808 2 65,808
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12,504 36,211
609,239 1,579,148
95,946 3,074
16,395 16,548
- 76,076
13,472 15,780
2,932 7,585
128,747 119,066
13,368,595 17,011,221
2,007,655 605,706
2,007,655 605,706
51,737 28,188
26,317 36,558
1 536 1 13,094
78,591 77,840
15,297,659 17,539,087
2 4,755,427 2 5,366,608
19,122 22,446
4,736,304 5,389,054
10,561,354 12,150,032
36 2 41 3 3 31
( )
2,000,131 3,572,096| 41,160,616 44,732,712| 342,589| 6,998,000/ 25,847,605  33,188,194| 79,921,039
9,457,670 9,457,670 9,457,670
10,561,354  10,561,354| 10,561,354
— — — — — —| 1,103,684 1,103,684 1,103,684
2,000,131 3,572,096| 41,160,616 44,732,712| 342,589| 6,998,000| 26,951,289| 34,291,879 81,024,723
1,815 1,815 79,922,854
9,457,670
10,561,354
2,299,791 2,299,791 2,299,791
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2,299,791 2,299,791 3,403,475
2,301,606 2,301,606 83,326,329
37 3 41 4 3 31
2,000,131 3,572,096| 41,160,616| 44,732,712| 342,589| 6,998,000 26,951,289 34,291,879 81,024,723
475,687 475,687 475,687
2,000,131 3,572,096| 41,160,616| 44,732,712| 342,589| 6,998,000 27,426,976 34,767,566 81,500,410
10,576,511 10,576,511 10,576,511
12,150,032 12,150,032 12,150,032
)
— — — — — — 1,573,521 1,573,521 1,573,521
2,000,131| 3,572,096| 41,160,616| 44,732,712 342,589| 6,998,000 29,000,498 36,341,088 83,073,932
2,301,606 2,301,606 83,326,329
475,687
2,301,606 2,301,606 83,802,017
10,576,511
12,150,032
674,831 674,831 674,831
)
674,831 674,831 898,690
1,626,775 1,626,775 84,700,707
1.
€y
)
2.
3.
@
10
28
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39 2 3 31
28 30 2 16 44
42 3.8 12 )
(€H)
29 2 3 31
84
484,886 148,472 336,414
200,739
475,687
1
@
30 7 4
19
10 7 4 44-2
31 3 6 17
€y
31
3 6 17 7 4
1
@)
5 3
©))
1.
36 37
( 3 3 31 ) ( 4 3 31 )
643,920 805,250
1,545,179 2,054,366
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151,833 157,995
2.
36 37
( 3 3 31 ) ( 4 3 31 )
40,328,414 43,782,913
14,138 13,741
772,495 836,105
3,425,136 3,887,520
349,222 337,847
1.
36 37
2 4 1 3 41
3 3 31 4 3 31
2,599
536 10,495
536 13,094
2.
36 37
2 4 1 3 4 1
3 3 31 4 3 31
5,128,270 5,153,589
143 7,377
65,808 65,808
3,492,898 4,062,765
36 2 4 3 3 31
) ) ) )
211,581 211,581
211,581 211,581
€y
2 6 26
9,457,670
44,700
2 3 31
2 6 29
@)
3 6 28
10,576,511
49,988

3 3 31
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3 6 29
37 3 4 4 3 31
1.
) ) ) ()
211,581 211,581
211,581 211,581
2.
(€H)
3 6 28
10,576,511
49,988
3 3 31
3 6 29
@)
4 6 28
6,075,125
28,713
4 3 31
4 6 29
36 37
3 3 31 4 3 31
709,808 709,808
709,808 414,054
1,419,616 1,123,863
1.
@
@)
A)
36 ( 3 3 31
(€9) 2,001 2,001
2) 2,300,000 2,300,000
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®) 18,585,310 18,585,310
20,887,311 20,887,311
1
2
31,360
€))
160,600
159,536
3
4
3% ( 3 3 31 )
1 5
1 5 10 10
56,803,388
2,300,000
13,216,357
2,001 8,412,286 3,123,026 11,398
72,321,747 8,412,286 3,123,026 11,398
37 (4 3 31
@ 293,326 293,326
[®) 8,401,300 8,401,300
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