EDINETOOOO
o o o o =X 22 )
OOoooooooooooooooooood

2022 12 14

03 5208 5947

3,000

1/64



EDINETOOOO
o o o o =X 22 )
OOoooooooooooooooooood

2022 6 14
]
1,000,000,000 2022 4
2022 4
]
1,000,000,000 2022 10
2022 10
]
9
4
4 22
2022 4
]

‘ oo

2/64



EDINETOOOO
o o o o =X 22 )
OOoooooooooooooooooood

‘ w

2022 10

3/64



EDINETOOOO
O0000000000000000000O0(E12437)
OooooooooooooooooooOn

<FHEEES SUSESHEEREHEDEE> <KFMNBEET S ALOMEEROLE>

[
10,000

15000 |

10,000 I'.

5000 [

(-7 = F OB (SRS
— HEEME AR EN O |

0 . i
27 201811 e 2020411 0z SH3rYE o SlEE WRESR CEEN SEER  SREN

HLENEEHE S ASOEEROLEE. 2017EN B~2022FE 10 EOSEHOEAFICSITD 1 EMEREDTE - &
# - BE, SOFVERMEOAENSEEISAICOVWTETRLEDOT, 477 R ENGEFEISAETERNIC
EETEESLICERLTLET. 58, TATOEEI AN Y Dr/EOieE T RE3RUED A

Bﬁﬁ@a‘ﬁ%Iﬁmﬂﬁﬁﬁﬁ%ﬁﬁﬁbtﬁmtﬁﬁLﬂ::‘TrILIH*.L FRORSHECE IO THELEREEEL R
HAESHBEUET.

B IFLEE, BiaESEHAaUERAOT, siisEREEEiEs BREELE—T7.

§EEEISADIEN
B # #& . BEEEEdiER (TOPIK) EZnias
SOERERE  MSCIO9H A - AT DA (EERAG - B—2)
SREERE | MSCI Tw—3 2 s T—4rwbk » of 2Fw I A ([ESAH + F8—2)
B#*E# : MOMURA-BF| Eif
SCEEMENN © FTSE MBS T A (F<Bad, ~wiMEl - Fs—2)
FREM : JFELHYGBEMFO—=/L - S9N =2 T2 B (vl - B—2)
#EADIENE, BB YELICEDEEERELT, ABELTLET,

BEEAEEY (TOPIX) BEEZhAaE. siast ) P XEEHIcEsdast ) P CEMoBESt (LITF T PX] £3.)
OHNMETHEY. EMOEY. BNBEOLTE. AFESEENICHTITATOER. )P XIFELTLET.
MSCI D28 A - A FwP A ([BZHAY - AN—2) BEUPMSCIIT—30d - =y - A 2TwIA (BEZidd - -
A) & MSClInc. SBERLICIEN T, BIERICMT 2EFHE, MOVREETOE—OMEFIE, MSCI Inc. [CRELET .
NOMURA-BPI B3, BHBSFHISHMMERLTWSENT. BIEMICE T 3500HER T 0/m—I0RHI3. HHE
HHASHIIBMLTVET, Fio. BHESHISME. FENOERE. B2l E8Et. SANEFRIITILOTRE
e, IF/FDERREFICRELTVNETSE S0 TREYEE .

FTSERSER-»FwI A (<B4, ~wiMgL - FA~—23) 1E FTSE Fixed Income LLCICEUEHSBLITREEINT
LSMEFEHCHY. EENCETSEFE. EIRE. DN EETOM—I0EF|IE. FTSE Fixed Income LLC [SHEE
LET,

IPEILAZGBIEEMIO=/ - F4 =277 F (~wPBL - F~=2) &, 1P. Morgan Securities LLC AW - &
FYDENT. FENCHTIEEE. DOMERTOM—OMHEFIE. 1P Morgan Securities LLCICRBLET.

2022 4

]

2022 10

4/64



EDINETOOOO

o o o o =X 22 )
OOoooooooooooooooooood

2022 10 31

55,712,166 99.65

195,130 0.35

55,907,296 100.00

2022 10 31
CSR 22,268,833 2.3125| 51,498,425 2.5018| 55,712,166| 99.65
2022 10 31
99.65

6 23,651,533 7,258
2013 3 15 23,651,533 7,258
7 27,760,732 7,692
2014 3 17 27,760,732 7,692
8 36,114,165 10,366
2015 3 16 36,114,165 10,366
9 45,019,771 9,151
2016 3 15 45,019,771 9,151
10 37,951,723 10,566
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2017 3 15 37,951,723 10,566
11 44,219,183 12,001
2018 3 15 44,219,183 12,001
12 45,828,667 11,189
2019 3 15 45,828,667 11,189
13 34,961,972 8,750
2020 3 16 34,961,972 8,750
14 55,724,936 14,290
2021 3 15 55,724,936 14,290
15 51,433,243 13,357
2022 3 15 51,433,243 13,357
2021 10 58,662,912 15,132
11 56,788,653 14,574
12 57,087,419 14,813
2022 1 55,123,147 14,188
2 54,669,601 14,047
3 56,024,513 14,324
4 55,492,024 13,978
5 55,884,527 13,886
6 55,813,968 13,779
7 56,769,674 14,186
8 56,421,330 14,448
9 52,578,109 13,664
10 55,907,296 14,327
2012 3 16
6 0
2013 3 15
2013 3 16
7 0
2014 3 17
2014 3 18
8 0
2015 3 16
2015 3 17
9 0
2016 3 15
2016 3 16
10 0
2017 3 15
2017 3 16
11 0
2018 3 15
2018 3 16
12 0
2019 3 15
2019 3 16
13 0
2020 3 16
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2020 3 17
14 0
2021 3 15
2021 3 16
15 0
2022 3 15
2012 3 16
6 25.9
2013 3 15
2013 3 16
7 6.0
2014 3 17
2014 3 18
8 34.8
2015 3 16
2015 3 17
9 11.7
2016 3 15
2016 3 16
10 15.5
2017 3 15
2017 3 16
11 13.6
2018 3 15
2018 3 16
12 6.8
2019 3 15
2019 3 16
13 21.8
2020 3 16
2020 3 17
14 63.3
2021 3 15
2021 3 16
15 6.5
2022 3 15
2022 3 16
16 7.8
2022 9 15
+ x 100
2012 3 16
6 9,056,137 7,791,412
2013 3 15
2013 3 16
7 19,377,180 15,874,894
2014 3 17
2014 3 18
8 22,089,336 23,338,323
2015 3 16
2015 3 17
9 21,081,572 6,725,957
2016 3 15
2016 3 16
10 6,551,240 19,827,913
2017 3 15
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2017 3 16

11 8,571,837 7,642,912
2018 3 15
2018 3 16

12 8,713,549 4,604,390
2019 3 15
2019 3 16

13 18,184,214 19,185,839
2020 3 16
2020 3 17

14 13,261,396 14,221,489
2021 3 15
2021 3 16

15 9,399,055 9,888,496
2022 3 15
2022 3 16

16 3,207,547 3,519,786
2022 9 15
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CSR
2022 10 31
934,484,350 94.72
52,081,867 5.28
986,566,217 100.00

2022 10 31

)

19,300 3,867.50 74,642,928 4,094.00( 79,014,200( 8.01

10,800{ 4,251.03| 45,911,197 4,767.00| 51,483,600( 5.22

24,000 2,040.00| 48,960,000 2,059.50| 49,428,000 5.01

28,500 1,731.48| 49,347,284| 1,716.00| 48,906,000| 4.96

800| 52,060.00| 41,648,000| 56,320.00| 45,056,000 4.57

5,700 6,822.55| 38,888,557 6,760.00| 38,532,000( 3.91

9,100| 4,006.48| 36,459,019 4,096.00| 37,273,600( 3.78

6,700( 4,985.64| 33,403,807| 4,925.00| 32,997,500| 3.34

3,200/ 10,470.00| 33,504,000/ 9,988.00| 31,961,600 3.24

7,900| 3,781.02| 29,870,132 3,849.00| 30,407,100( 3.08

12,600 2,407.73| 30,337,496 2,357.50| 29,704,500( 3.01

6,800( 4,275.72| 29,074,896| 4,173.00| 28,376,400| 2.88

5,100 5,923.13| 30,207,991| 5,554.00| 28,325,400| 2.87

33,500 837.00( 28,039,500 825.00| 27,637,500| 2.80

37,500 716.31| 26,861,625 699.50| 26,231,250| 2.66

4,200 5,869.93| 24,653,736/ 5,760.00| 24,192,000 2.45

1,200( 21,813.62| 26,176,345| 19,630.00| 23,556,000 2.39

26,600 961.32( 25,571,295 880.00| 23,408,000| 2.37

8,200 2,947.69| 24,171,133 2,849.50| 23,365,900( 2.37

4,000| 5,200.00| 20,800,000( 5,620.00| 22,480,000( 2.28

9,000 2,678.63| 24,107,695 2,441.00| 21,969,000( 2.23

9,500( 2,577.96| 24,490,675| 2,284.00| 21,698,000| 2.20

3,800/ 4,915.76| 18,679,906 5,020.00| 19,076,000/ 1.93

4,100 4,658.00 19,097,800| 4,164.00| 17,072,400| 1.73

1,000| 16,185.00| 16,185,000 15,540.00| 15,540,000( 1.58

1,800 9,236.00| 16,624,800 8,238.00| 14,828,400 1.50

7,100 1,929.00| 13,695,900 2,029.00| 14,405,900| 1.46

24,700 454.27( 11,220,469 453.00{ 11,189,100| 1.13

1,600( 6,244.42| 9,991,086| 6,440.00| 10,304,000 1.04
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SRI DC
€))

15 16
(2022 3 15 )y | (022 9 15 )
1,232,213 310,721
52,081,466 54,736,681
1,800,000
53,313,679 56,847,402
53,313,679 56,847,402
1,382,560 1,363,330
31,122 30,896
466,753 463,475

1

1,880,436 1,857,701
1,880,436 1,857,701
38,505,773 38,193,534
12,927,470 16,796,167
9,953,455 9,104,789
51,433,243 54,989,701
51,433,243 54,989,701
53,313,679 56,847,402
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(¢))
15 16
2021 3 16 2022 3 16
2021 9 15 2022 9 15
5,218,518 4,605,215
5,218,518 4,605,215
21 45
31,770 30,896
476,487 463,475
508,278 494,416
4,710,240 4,110,799
4,710,240 4,110,799
4,710,240 4,110,799
151,291 317,408
16,729,722 12,927,470
2,182,996 1,270,526
2,182,996 1,270,526
2,398,883 1,195,220
2,398,883 1,195,220
21,072,784 16,796,167
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€))
15 16
(2022 3 15 ) (2022 9 15 )
1. 38,995,214 38,505,773
9,399,055 3,207,547
9,888,496 3,519,786
2. 38,505,773 38,193,534
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15 16
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15 16
(2022 3 15 ) (2022 9 15 )
1.3357 1.4398
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CSR
CSR
€))
(2022 3 15 ) (2022 9 15 )
233,571 446,137
43,489,933 40,358,610
923,278,740 980,670,280
5,911,314 3,510,585
613,300 543,200
973,526,858 1,025,528,812
973,526,858 1,025,528,812
3,980,446 3,715,070
13,000,000 33,800,000
59 55
16,980,505 37,515,125
16,980,505 37,515,125
415,225,440 393,899,398
541,320,913 594,114,289
956,546,353 988,013,687
956,546,353 988,013,687
973,526,858 1,025,528,812

) 3 16 9 15 9 16 3 15
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@
(2022 3 15 ) (2022 9 15 )
1. 480,593,920 415,225,440
2,928,490 982,518
68,296,970 22,308,560
CSR 392,617,693 372,077,175
DC SRl 22,607,747 21,822,223
415,225,440 393,899,398
2. 415,225,440 393,899,398
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1
(2022 3 15 ) (2022 9 15 )
2.3037 2.5083

) (23,037 ) (25,083 )
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2022 10 31

56,056,775

149,479

55,907,296

39,022,070

1.4327
14,327

CSR

2022 10 31

986,566,275

58

986,566,217

394,346,008

2.5018
25,018
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[ ]
2022 4
[ ]
2022 10
[ 1
2022 4
17 40,117
54 316,971
71 357,089
[ ]
2022 10
18 43,481
54 361,605
12 405,087
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1.
@
(
36 37
2020 12 31 2021 12 31
792,111 672,567
500,000 500,000
1,791 1,251
30,575 32,176
172,043 67,937
407,943 430,027
265,337 220,856
6,848 5,260
992 900
2,177,643 1,930,977
*1 0 *1 0
*1 0 *1 0
0 0
0 0
0 0
- 2,137
164,013 164,013
109,816 109,816
74 74
72,366 82,368
346,271 358,412
346,271 358,412
2,523,915 2,289,390
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(
36 37
2020 12 31 2021 12 31

20,227 18,746
240 240
155,092 152,207
169,307 118,591
570,920 496,510
70,421 73,591
18,718 19,905
71,772 28,249
3,860 3,899
1,080,560 911,939
90,700 129,396
20,245 31,676
80,768 91,321
4,959 5,739
9,159 5,260
205,833 263,394
1,286,393 1,175,334
1,000,000 1,000,000
58,876 58,876
58,876 58,876
265,112 265,112
230,000 230,000
316,468 440,071
178,644 55,041
1,237,521 1,113,918
- 137
- 137
1,237,521 1,114,056
2,523,915 2,289,390
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@)
(
36 37
( 2020 1 1 ( 2021 1 1
2020 12 31 ) 2021 12 31 )
2,590,929 2,427,981
1,196,595 1,209,026
233,542 159,230
4,021,068 3,796,238
1,071,226 970,516
12,735 15,046
523,432 523,716
933,686 838,228
10,199 10,698
51,441 41,877
5,417 4,991
1,455 1,363
2,609,594 2,406,439
38,600 38,600
657,598 628,614
182,711 226,778
56,845 62,710
59,509 73,229
19,050 20,069
973 157
281 -
3,593 1,095
28,069 38,352
174,274 174,834
43,381 35,074
780 780
1,345 133
181,687 161,895
47,990 47,666
1,496,692 1,509,992
85,218 120,193
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6,270 5,358
3 -
4,907 -
281 550
11,463 5,908
- 7,373

154 117

85 -

240 7,491
73,996 121,776
*1 8,754 *1 482
8,754 482
82,750 122,259
5,239 11,346
9,448 10,002
14,688 1,343
97,438 123,603
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®
36 2020 1 1 2020 12 31
(
1,000,000 58,876 58,876| 265,112| 230,000 219,029| 276,083| 1,334,959 84 841,334,875
- - - - - 97,438 97,438 97,438 - - 97,438
- - - - - - - - 84 84 84
- - - - - 97,438 97,438 97,438 84 84 97,354
1,000,000 58,876 58,876| 265,112| 230,000 316,468 178,644| 1,237,521 - -11,237,521
37 2021 1 1 2021 12 31
(
1,000,000{ 58,876| 58,876|265,112(230,000 316,468 178,644| 1,237,521 - -| 1,237,521
- - - - - 123,603 123,603 123,603 - - 123,603
- - - - - - - - 137 137 137
- - - - - 123,603 123,603 123,603 137 137 123,465
1,000,000 58,876 58,876(265,112|230,000 440,071 55,041f 1,113,918 137 137| 1,114,056
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29 2020 3 31 )
30 2020 3 31 )
@
5

1

2

3

4

5
@

2022 12
(©)
30 2019 7 4 )
31 2019 7 4 )
10 2019 7 4 )
19 2020 3 31 )
(€))
)
@
2022 12
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36 37
2020 12 31 2021 12 31
*1 *1
141,905 141,905
120,466 121,082
19,353 19,353
36 37
2020 1 1 2021 1 1
2020 12 31 2021 12 31
*1 *1
1 1
2 2
3 3
1,894 482
6,859
4 4
5 5
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36 2020 1 1 2020 12 31
42,000 - - 42,000
37 2021 1 1 2021 12 31
42,000 - - 42,000
36 37
2020 1 1 2021 1 1
2020 12 31 2021 12 31
( (
) )
2. 2
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36 2020 1 1 2020 12 31

1

2

3

1 792,111 792,111 -

2 500,000 500,000 -

3 172,043 172,043 -

4 407,943 407,943 -

5 265,337 265,337 -

6 992 992 -
2,138,428 2,138,428 -

1 155,092 155,092 -

2 169,307 169,307 -

3 570,920 570,920 -

4 13,020 13,020 -

908,341 908,341 -
1 2 3 6
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1 2 3
4
2 164,013
3
1 1 5 5 10 10
1 792,111 - - -
2 500,000 - - -
3 172,043 - - -
4 407,943 - - -
5 265,337 - - -
6 992 - - -
2,138,428 - - -
4
1 1 5 5 10 10
4 3,860 9,159 - -
3,860 9,159 - -
37 2021 1 1 2021 12 31
1
2
3
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1 672,567 672,567 -
2 500,000 500,000 -
3 67,937 67,937 -
4 430,027 430,027 -
5 220,856 220,856 -
6 900 900 -
7 2,137 2,137 -
1,894,427 1,894,427 -
1 152,207 152,207 -
2 118,591 118,591 -
3 496,510 496,510 -
4 9,159 9,159 -
776,468 776,468 -
1 4 6
;
1
4
164,013
109,816
1 5 5 10 10
1 672,567 - -
2 500,000 - -
3 67,937 - -
4 430,027 i, _
5 220,856 - -
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35/64

6 900 - - -
1,892,289 - - -
1 1 5 10 10
4 3,899 5,260 - -
3,899 5,260 - -
36 2020 12 31
164,013
37 2021 12 31
164,013
2,137 2,000 137
36 2020 12 31
1
2
€
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80,317
10,764
10,313
80,768

80,768
80,768

80,768
80,768

10,764
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37 2021 12 31

1
2
€))
80,768
10,580
28
91,321
@
91,321
91,321
91,321
91,321
®
10,580
3
24,493
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36
2020 12 31

( )

155,128

404,598
11,242
95,288
24,731

1,518
18,792
20,948

9,004

586,125

404,598
109,161
513,759

72,366

72,366

*1

194,548

100,173

109,876

404,598

194,548

100,173

109,876

404,598

*1
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37
2021 12 31

2 210,050
11,423
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