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40 5,384 4,000
2 40 5,384 4,000
4,000
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2022 29

134.61
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WA
2022 10
283,936,137.00 92.17
24,116,600.75 7.83
308,052,737.75
( 45,672 ) 100.00

2022 10 31
148.26
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WA
2022 10

126,906,634.20 44.03
25,399,150.42 8.81
14,540,314.67 5.05
11,515,067.50 4.00
8,749,393.52 3.04
7,243,984.20 2.51
5,636,718.95 1.96
3,810,479.77 1.32
3,690,339.27 1.28
2,967,956.17 1.03
2,772,301.45 0.96
1,987,805.57 0.69
1,973,212.50 0.68
1,883,347.35 0.65
1,206,236.78 0.42
1,076,119.69 0.37
1,013,091.15 0.35
827,156.37 0.29
700,418.72 0.24
693,600.00 0.24
678,435.08 0.24
628,935.00 0.22
606,635.98 0.21
602,418.72 0.21
543,792.96 0.19
520,974.23 0.18
487,502.63 0.17
464,250.00 0.16
418,158.71 0.15
358,231.60 0.12
337,000.00 0.12
230,239,663.16 79.89
15,302,040.84 5.31
15,302,040.84 5.31
15,418,376.00 5.35
189,688.63 0.07
197,027.57 0.07
581,862.04 0.20
634,380.24 0.22
14,194,794.78 4.93
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13,678,552.79 4.75
13,678,552.79 4.75
4,104,828.00 1.42
4,104,828.00 1.42
1,185,162.55 0.41
1,185,162.55 0.41
253,041.64 0.09
1,065,705.34 0.37
4,488,426.37 1.56
5,807,173.35 2.01
2,167,594.60 0.75
657,016.41 0.23
419,909.31 0.15
37,940,041.78 13.16
34,695,521.46 12.04
238,202,347.31 82.65
50,000,914.07 17.35
(ZBZé?826261.38) 100.00
2022 10

Western Asset Macro
Opportunities 14,902,652.92 24.60 | 366,616,426.29 19.05 | 283,936,137.00 | 92.17
Alternatives Fund, Ltd.

6/33



EDINETOOOO

OO000DOO000DO000DO000DO000DO000DO00nnoE24736)
OOoooooooooooooooooood

WA
2022 10
)
1 L{?Z;RgﬁggRY N/B 1.250 | 2050/ /15 41,610,000.00 .95 39,675,923.64 | 0.52 | 21,435,651.56 7.44
2 gl.iééCﬂ/igNOS 7.750 | 2042/11/13 234,062,000.00 .05 12,295,959.26 | 0.04 | 9,514,775.37 3.30
3 éNggNE%g cov'T 8.250 | 2029/ /15 |135,821,000,000.00 .00 | 9,942,545.66 | 0.00 | 9,059,058.24 3.14
4 i(-)l;éNE/ggVT BON 1.750 | 2032/ /25 59,840,000.00 .16 | 9,347,672.04 | 0.12 | 7,243,984.20 2.51
5 gngEﬁ?ggY N/ 3.750 | 2043/11/15 7,207,000.00 .13 | 8,132,875.72 | 0.90 | 6,504,317.50 2.26
6 gslngéiggY N/ 3.125 | 2048/ /15 8,000,000.00 .01| 8,087,606.18 | 0.81| 6,487,500.00 2.25
7 é’t‘ggg%}gﬁov. 8.375 | 2034/ /15 | 90,390,000,000.00 .00 | 6,612,015.35| 0.00| 6,076,224.72 2.11
8 gSSIEEASURY N/B 3.000 | 2045/ /15 7,170,000.00 .14 | 8,194,125.05| 0.79 | 5,654,217.19 1.96
9 ;Ng%ESIA cov*T 7.000 | 2027/ /15 | 85,788,000,000.00 .00 | 6,343,281.38 | 0.00| 5,442,361.02 1.89
10 gslgsgéSURY \/B 4.000 | 2029/10/31 4,980,000.00 .00 | 4,971,871.48 | 0.99 | 4,934,090.63 1.71
11 ’ﬁstN BONOS 8 8.000 | 2047/11/ 98,640,000.00 .05 5,188,338.18 | 0.04 | 4,075,006.30 1.41
12 TB?;IA_OFZ 7.0 7.050 | 2028/ /19 453,527,000.00 .02 | 6,853,579.88 | 0.01| 3,675,259.32 1.28
13 éNggNg%é cov*T 8.250 | 2036/ /15 | 55,046,000,000.00 .00 | 4,111,079.60 | 0.00 | 3,670,180.36 1.27
14 ZI.E\]{AJETQEMACEUC 4.100 | 2046/10/ 5,973,000.00 .83 | 4,933,808.97 | 0.61| 3,629,436.11 1.26
15 SBS?A_OFZ 8.15 8.150 | 2027/ / 430,793,000.00 .02 | 7,442,112.75 | 0.01| 3,491,029.17 1.21
16 262550': ANER C 5.875 3,510,000.00 .99 | 3,472,763.68 | 0.86 | 3,022,236.47 1.05
17 E%ﬁ“‘ NTN-F 10 10.000 | 2031/ / 15,754,000.00 .17 | 2,665,353.81 | 0.18 | 2,829,442.90 0.98
18 OCCIDENTAL PET 6.125 | 2031/ / 2,490,000.00 .00 | 2,490,000.00 | 1.00| 2,499,474.10 0.87
6.125 1/31
19 gH;TAliE\g BON 3.310 | 2025/11/30 17,000,000.00 .15| 2,537,583.02 | 0.14| 2,370,974.82 0.82
20 gC(lJ(;ngTAL PETE 0.000 | 2036/10/10 4,489,000.00 .53 | 2,374,883.82 | 0.52| 2,321,688.36 0.81
21 g!;;GROUP INC 5.950 2,480,000.00 .01 | 2,497,392.06 | 0.91| 2,247,489.34 0.78
22 gsﬁgHE CORP 5.1 5.100 | 2040/ / 2,720,000.00 .99 | 2,705,061.34 | 0.81| 2,202,216.09 0.76
23 gSJEgASURY N/B 2.000 | 2050/ /15 2,710,000.00 .18 | 3,187,541.37 | 0.64 | 1,723,814.06 0.60
24 gSSEEASURY N/B 5.000 | 2037/ /15 1,540,000.00 .46 | 2,247,446.02 | 1.09| 1,672,584.38 0.58
25 L?;'SZIEEASURY N/B 3.000 | 2047/ /15 2,000,000.00 .02 | 2,039,924.13 | 0.79| 1,572,187.50 0.55

7/33



EDINETOOOO

OO000DOO000DO000DO000DO000DO000DO00nnoE24736)
OOoooooooooooooooooood

( (H
DREYFUS QI1 GOV
e 0.1792 15,302,040.84 | 1.00 | 15,302,040.84 | 1.00 | 15,302,040.84 | 5.31
( (H
%5242019‘3‘\ R 7.129 | 2034710716 2,230,000.00 | 1.00| 2,230,000.00 | 0.87 | 1,931,699.50 | 0.67
BeC Z0zi-an D 7.343 | 2084710720 2,040,000.00 | 1.00| 2,040,000.00 | o0.88| 1,789,080.00| o0.62
ggg42021-|AD 7.829 | 20347 /26 2,000,000.00 | 0.99 | 1,981,810.28 | 0.80| 1,603,252.00| 0.56
)
WPLX LP 114,023.00 | 33.73| 3,846,110.45 | 36.00| 4,104,828.00| 1.42
2022 10
2022 10
2022 10
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2022 10
2021 11 159,915,978.73 23,709,143 8.79 1,303
12 161,414,530.41 23,931,318 8.89 1,318
2022 153,308,354.12 22,729,497 8.52 1,263
137,152,481.35 20,334,227 7.64 1,133
126,105,338.97 18,696,378 7.12 1,056
117,222,443.87 17,379,400 6.90 1,023
115,467,866.15 17,119,266 6.87 1,019
105,764,408.91 15,680,631 6.63 983
105,357,554.62 15,620,311 6.87 1,019
102,327,434.83 15,171,065 6.87 1,019
92,087,080.93 13,652,831 6.43 953
10 85,572,856.01 12,687,032 6.21 921

2

2021 11 122,250,220.61 18,124,818 12.91 1,914
12 123,812,771.41 18,356,481 13.14 1,948
2022 119,520,023.77 17,720,039 12.66 1,877
105,110,241.48 15,583,644 11.43 1,695
78,022,606.24 11,567,632 10.72 1,589
70,465,228.76 10,447,175 10.44 1,548
68,839,261.41 10,206,109 10.43 1,546
63,951,987.69 9,481,522 10.12 1,500
64,733,510.95 9,597,390 10.54 1,563
63,717,011.70 9,446,684 10.58 1,569
58,639,456.47 8,693,886 9.94 1,474
10 55,139,132.50 8,174,928 9.66 1,432
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2021 11 21,086,898,898 7,770
12 20,962,698,408 7,858
2022 19,940,531,060 7,509
17,769,517,067 6,720
16,417,326,872 6,248
15,848,629,948 6,073
14,101,646,173 6,021
13,464,685, 946 5,802
13,738,579,314 6,008
14,039,733,301 5,989
13,239,057,406 5,573
10 12,670,033,807 5,361
2
2021 11 16,945,928,183 11,710
12 17,110,361,857 11,919
2022 16,390,321,623 11,466
14,893,376,728 10,331
13,904,216,940 9,684
13,634,995,841 9,459
13,504,411,065 9,426
13,248,409,100 9,131
13,446,326,243 9,503
13,455,360,975 9,520
12,636,643,773 8,903
10 12,202,658,456 8,612

10/33



EDINETOOOO
OO00000000000000o0000000ndnogna(E24736)
OooooooooooooooooooOn

AU ERSEAD KU 1 DS MIRE(fS DS

W ROMRENE 208,052,737 75%RIL (20228108 %8)

‘u:m 201559011 B ERMME) ~2022E10A%8 mn;?u ‘t;'m:' 200 59R 11 B AR 20221 08%E mwﬁ
— SR B (TR — )R (W)
HEEEEREN = L Te
12+ 4 200 14k 4 160
10 150 12 4120
8 100 10 &0
& L=l1] B .40
d i i i i i i i D ﬁ i i i i i A il D
1869 169 1% 1RS 19 29 219 irzg 15/ 169 1 TS 19 2049 219 ﬁg
(1
BREN B5.572 RS0 DSELUREER 6213 CRAREEEN 55130 13150 TDYRURREER 9 seRE
[121] 201559011 BERMAE) 222 10A%8 e 2] 201 52981 1 B (ERMEE - H22:1 08%E e
14,000 500 16,000 300
— 1AL (N — 101 R ()
) = des et st
12000 - 400 14,000 - -4 240
10,000 00 12000t < 180
B.000 2000 10,000 4120
6000 100 B.000 4 60
000 ; E . o : . dyg .000 . n : o : : dg
159 164 179 1849 1989 09 M9 2&-‘% 159 169 1T 1EM 199 2049 s %3}

MRS 126700038070  ID&UHRE B 53610 MR 12,202,550 4568 1DSRunERES 04120

(1) &7 70 TIC RS SHRENAE AU DY UHREEIER. 20221088020 TT,
(E2) ILFHOFERR HREEESLUN DSrUkEsEdscsazngdh.

11/33



EDINETOOOO
OO000DOO000DO000DO000DO000DO000DO00nnoE24736)
OOoooooooooooooooooood

2022 10

2021 11 .05
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2022 10
2021 11 2022 10 31 25.72
2
2021 11 2022 10 31 26.32
2021 11 2022 10 31 26.79
2
2021 11 2022 10 31 27.66

100x
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2022 10 2022 10

2021 11 1,304,038 6,075,735 13,769,285
2022 10 31 (1,304,038) (6,075,735) (13,769, 285)

2
2021 11 571,466 4,279,931 5,709,208
2022 10 31 (571, 466) (4,279,931) (5,709,208)
2021 11 178,094 618,484 2,363,499
2022 10 31 (178,094) (618, 484) (2.363,499)
2

2021 11 162,856 202,473 1,416,865
2022 10 31 (162,856) (202,473) (1,416,865)
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76

23 103

2022 10 31
148.26
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2022 30
444,962,728 304,562,607 45,154,452
10,239,882 1,518,165

12,953,250 11,638,724 1,725,557

1,566,940 232,315

357,885 53,060

5,853 868

553,825 82,110

328,925,716 48,766,527

1,921,066 284,817

350,728 51,999

870,900 129,120

35,071 5,200

373,108 55,317

3,550,873 526,452

325,374,843 48,240,074

91,427,444 14,224,831 6.427 953
58,499,795 5,885,072 9.940 1,474
93,522,990 2,375,687 39.367 5,837
81,924,614 1,419,296 57.722 8,558
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2022

30

19/33

15,497 2,298
1,268,120 188,011
96,070 14,243
38,428 5,697
24,405 3,618
21,831 3,237
18,321 2,716
17,366 2,575
17,441 2,586
1,501,982 222,684
(1,486,485) (220,386)

(10,835,751)
(12,983,085)

(1,606,508)
(1,924,872)

(23,818,836)

(3.531,381)

72,755
(45,108,097)

10,787
(6,687,726)

(45,035,342)

(6,676,940)

(68,854,178)

(10,208,320)

(70,340,663)

(10,428,707)
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2022 30

(1,486,485) (220, 386)
(23,818,836) (3.531,381)
(45,035,342) (6,676,940)
(70,340, 663) (10, 428,707)

(2,878,286) (426,735)

(3,178,771) (471,285)

(6,057,057) (898,019)
(50,808,703) (7,532,898)

(127,206,423) (18,859, 624)
452,581,266 67,099,698

325,374,843 48,240,074
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2022 30

2015 2015 11

2022 30
10

2022 30 99
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946

250,000

2022 30
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30
30 2022 30

2022 30

2022 30

3.5

2022 30
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2020
2020-04
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2021

2022 12 31

15

2023
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2022 30
848
2021-01 848
O
2020 3 12
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(
(
2022 30 100
2022 30
2022 30
2022 30
2022 31 2022 30
430,888,007 8,030,788 (76,265,004)  (12,983,087)  (45,108,097) 304,562,607
15
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2022

2022

30

30

Government of Indonesia

United States Treasury

United States Treasury @

a

30,000

10,000

2022

30

EDINETOOOO

OO000DOO000DO000DO000DO000DO000DO00nnoE24736)

Ooooo00ooodoogoooooooo
2022 30

2021 12 31
2026 9 15
7.00-8.38 2039 4 15 7.1 21,952,955
42,210,000 1.25 2050 5 15 7.5 39,547,207 23,195,974
2037 5 15

1.25-5.00 2052 8 15

0.01

0.01

0.01

0.01

0.66

0.05

9.5 36,414,964 29,404,546

25,000

2022 30
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191,415 1,292,510 142,792 1,486,264 141,953 6,242,209
(3,683,383) (24,929,793) (1,536,195) (15,953,966) (393,959) (17,994,299)
(3,491,968) (23,637,283) (1,393,403) (14,467,702) (252,006) (11,752,090)
113,348 8,092,844 589,508 17,113,827
(129,859) (9,044,472) (5,743,396) (67,922,530)
(16,511) (951,628) (5,153,888) (50,808,703)
2022 30
7.118 10.720 52.788 76.433
(@) (0.026) (0.039) (0.176) (0.279)
(0.485) (0.741) (11.906) (18.432)
(0.511) (0.780) (12.082) (18.711)
(0.180) 0.000 (1.339) 0.000
6.427 9.940 39.367 57.722
@ (7.18) (7.28) (22.89) (24.48)
® 0.77 0.77 0.86 0.86
(0.75) (0.75) (0.86) (0.86)

a
Q@

G
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2022 30
93.6
93.6
444,962,728 304,562,607
15,417,332

444,962,728 304,562,607

444,962,728 304,562,607

6.4 20,812,236

100.0 325,374,843
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2022 10
11,050,010 16 3,827
11,050,010 100,010
1,095
100 1,095
1,195 17 7,171
1940
SEC FCA

2022 280 6,200
2022 10 10

167,001,470,778
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2022
11,050,010 14 8,744
11,050,010 100,010
1,095
100 1,005
1,195 16 859
2022 10
11,050,010 16 3,827
11,050,010 100,010
1,005
100 1,005
1,195 17 7,171

2022 10 31

148.26
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(A
2022

(A
2022 11
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