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4,480,972,730 98.70
4,480,972,730 98.70
64,072 0.00
64,072 0.00
59,038,257 1.30
4,540,075,059 100.00
QY
« 2
©)) (2023 4 28 )
) ) ()
UBS (CAY) US TOTAL YIELD FUND 142.72 140.03
1 31,998,034.33 98.70
US TOTAL YIELD UNIT 4,566,813,610( 4,480,972,730
0.9978 0.9978
2 64,214 0.00
64,072 64,072
)
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(2016 4 18
2
39,287,920,412 39,287,920,412 0.8640 0.8640
(2016 10 18
3
27,090,250,889 27,090,250,889 0.9994 0.9994
(2017 4 18
4
17,406,335,489 17,889,239,741 1.0814 1.1114
(2017 10 18
5
13,496,125,553 13,496,125,553 1.1018 1.1018
(2018 4 18
6
11,782,785,434 11,985,135,012 1.1646 1.1846
(2018 10 18
7
10,846,125,624 10,936,833,887 1.1957 1.2057
(2019 4 18
8
9,080,477,529 9,080,477,529 1.1524 1.1524
(2019 10 18
9
6,618,992,348 6,618,992,348 1.0180 1.0180
(2020 4 20
10
6,536,810,714 6,736,963,739 1.1431 1.1781
(2020 10 19
11
5,916,031,408 6,546,729,141 1.3132 1.4532
(2021 4 19
12
5,296,052,974 5,603,710,564 1.3318 1.4318
(2021 10 18
13
5,097,064,340 5,281,095,778 1.3848 1.4348
(2022 4 18
2022 4 5,070,425,517 1.3750
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5 5,033,757,840 1.3724
6 4,829,079,512 1.3378
7 5,078,148,770 1.3982
8 5,049,803,380 1.4218
9 4,767,571,512 1.3586
14
oz 10 18 ) 4,813,148,337 4,969,748,332 1.3831 1.4281
10 5,149,707,344 1.4697
11 5,026,428,628 1.4375
12 4,643,827,196 1.3589
2023 1 4,699,400,276 1.3863
2 4,821,981,202 1.4345
3 4,597,780,957 1.3767
15
4,606,668,703 4,736,737,089 1.3813 1.4203
(2023 4 18 )
4 4,540,075,059 1.3552
()
1 0.0000
2 0.0000
3 0.0000
4 0.0300
5 0.0000
6 0.0200
7 0.0100
8 0.0000
9 0.0000
10 0.0350
11 0.1400
12 0.1000
13 0.0500
14 0.0450
15 0.0390
()
1 9.4
2 4.6
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4 11.2

5 1.9

6 75

7 35

8 3.6

9 11.7

10 15.7

11 27.1

12 9.0

13 7.7

14 3.1

15 2.7

)
1 12,106,786,731 1,824,733,289
2 829,195,388 2,521,764,679
3 6,733,735,478 25,099,315,364
4 1,005,536,654 12,016,480,109
5 1,509,390,696 5,356,990,704
6 1,909,488,791 4,041,218,268
7 913,536,409 1,960,188,982
8 177,537,589 1,368,597,885
9 16,968,739 1,394,730,215
10 56,079,669 839,426,384
11 222,247,849 1,435,921,922
12 238,886,105 767,294,016
13 200,470,224 496,417,357
14 126,603,520 327,232,379
15 74,198,336 219,111,406
() 36,883,847,619

€y

(2023 4 28

)
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14 15
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260,363,814 232,383,232
4,754,206,758 4,537,813,610
64,085 64,072
5,014,634,657 4,770,260,914
5,014,634,657 4,770,260,914
156,599,995 130,068,386
10,938,291 1,111,462
688,559 657,398
33,052,988 31,557,822
206,487 197,143
201,486,320 163,592,211
201,486,320 163,592,211
3,479,999,908 3,335,086,838
1,333,148,429 1,271,581,865
941,725,352 884,720,332
4,813,148,337 4,606,668,703
4,813,148,337 4,606,668,703
5,014,634,657 4,770,260,914
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378 236
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688,559 657,398
33,052,988 31,557,822
206,487 197,143
33,963,208 32,430,092
152,004,707 127,176,983
152,004,707 127,176,983
152,004,707 127,176,983
3,776,990 4,831,104
1,416,435,573 1,333,148,429
51,121,397 30,179,422
51,121,397 30,179,422
126,036,263 84,023,479
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156,599,995 130,068,386
1,333,148,429 1,271,581,865
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4.
15
2023 4 18
1.
2. (€H)
@)
14 15
2022 10 18 2023 4 18
58,920,591 4,006,494
13 13
58,920,578 4,006,507
14 15
2022 10 18 2023 4 18
15
2022 10 19

2023 4 18
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1
14 15
2022 10 18 2023 4 18
1 1.3831 1.3813
1 (13,831 ) (13,813 )
@®
@
@

UBS (CAY) US TOTAL YIELD FUND US
TOTAL YIELD UNIT

31,794,104.820

4,537,813,610

4,537,813,610

64,214

64,072

64,072

4,537,877,682
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UBS CAY US us
UBS CAY US us
2022 9 30

\ 7,801,157,646

172,162,259

113,624,969

7,295,749

7,323,091

8,101,563,714

97,928,252
39,790,139

25,417,694
8,579,765
2,937,792
2,841,059
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267,993

25,932

10,357

177,798,983

\ 7,923,764,731

2022 9 30

\ 152,604,489
623,864

279,021
2,001,686,087
(264,019,273)
88,495,550
(888,238, 156)
107,601,408
5,172,584
1,204,205,574

54,910,130
19,809,284
6,616,063
5,274,320
1,242,717
1,194,158
820,933
570,270
397,173
90,835,048

1,113,370,526

(1,496,312, 268)

(382,941,742)
(41,715,567)
\  (424,657,309)

47/92



12,277

3,594

4,668

3,081

2,916

8,902

2,747

12,414

6,290

17,029

2,664

17,658

14,154

(98.4%)
(1.0%)
(1.0%)

Arch Capital Group Ltd.

(0.9%)
(0.9%)

Trane Technologies PLC

(2.0%)
(1-0%)
TE Connectivity, Ltd.
(1.0%)

Chubb Ltd.

(1.1%)
(1.1%)

Willis Towers Watson PLC

(93.4%)
(1-0%)
Omnicom Group, Inc.
(1.0%)
L3Harris Technologies, Inc.
(1.9%)

Altria Group, Inc.

Philip Morris International, Inc.

(0.9%)
Tapestry, Inc.
(1.0%)
Cummins, Inc.
(3-0%)
Bank of America Corp.

Bank of New York Mellon Corp.

2022 9 30
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\ 80,926,144

80,926,144

75,332,120

75,332,120

74,566,903

81,111,085

155,677,988

84,812,035

84,812,035

81,292,725

82,636,224

72,557,385

75,576,126

148,133,511

70,076,043

78,473,594

77,188,397

78,916,722



13,555

2,471

9,376

11,307

11,525

2,459
1,476
2,805
2,072
7,866
1,964
7,428

1,636

6,917
3,614
11,555
42,948

21,274

4,192

11,273

3,831

1,732

10,685

38,366

3,504

5,286

Wells Fargo & Co.

(1.0%)
Amgen, Inc.

(1.9%)

Fortune Brands Home & Security, Inc.

Masco Corp.

(0.9%)
Dow, Inc.

@.7%)

Automatic Data Processing, Inc.

Cintas Corp.

FleetCor Technologies, Inc.
Gartner, Inc.
ManpowerGroup, Inc.

Moody*s Corp.

Robert Half International, Inc.

S&P Global, Inc.

(4.8%)
Amdocs, Ltd.
Apple, Inc.
Fortinet, Inc.
Hewlett Packard Enterprise Co.

HP, Inc.

(1.0%)

Procter & Gamble Co.

LKQ Corp.

(B.™)
American Express Co.
Mastercard, Inc. Class A
SEl Investments Co.

Western Union Co.

(1.0%)
Acuity Brands, Inc.
(1-.1%)

EMCOR Group, Inc.
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78,912,382

235,017,501

80,617,666

72,864,262

76,414,334

149,278,596

73,283,416

80,507,343
82,934,316
71,526,732
82,982,551
73,653,715
69,111,111
82,250,187

72,307,740

615,273,695

79,545,432
72,293,584
82,171,323
74,473,768

76,736,283

385,220,390

76,604,843

76,935,144

74,810,035
71,283,565
75,860,745

74,969,369

296,923,714

79,866,654

88,356,296




7,884

27,944

13,890

5,540

1,220

7,016

2,871

2,476

3,838

4,699

142

10,011

4,851

2,187

8,062

3,718

3,631

7,833

4,398

17,000

3,256

1,372

16,443

5,066

(2.0%)
General Mills, Inc.

Hain Celestial Group, Inc.

& (0.8%)
International Paper Co.
(1.0%)
Abbott Laboratories
(6-2%)
Chemed Corp.
Davita, Inc.
HCA Healthcare, Inc.
Laboratory Corp. of America Holdings
Medpace Holdings, Inc.

Quest Diagnostics, Inc.

(1.0%)
NVR, Inc.
(5-3%)
Aflac, Inc.
Allstate Corp.
Aon PLC Class A
Principal Financial Group, Inc.

Travelers Cos, Inc.

(1.9%)
Facebook, Inc. Class A

GoDaddy, Inc. Class A

(0.9%)

Nucor Corp.

(0.9%)
MGM Resorts International

(1.0%)

Caterpillar, Inc.

@a.m)
Charter Communications, Inc. Class A

Comcast Corp. Class A

& (2.9%)

ConocoPhillips

50/92
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87,425,001

68,275,452

155,700,453

63,733,104

77,590,614

77,091,649
84,055,493
76,376,304
73,401,572
87,312,855

83,448,431

481,686,304

81,949,604

81,436,170
87,439,734
84,796,207
84,194,301

82,446,404

420,312,816

71,309,214

80,362,863

151,672,077

68,108,604

73,130,963

77,329,216

60,242,318

69,806,632

130,048,950

75,043,687



5,915

2,311

10,813

8,570
2,037
1,616

12,457

6,069

3,259

284
4,463
2,119
3,008

821
3,716
1,390
4,028

5,226

3,956
6,445
1,117
1,754
1,367
6,197
4,551
5,936
7,081

3,427

26,580
1,305

7,874

Marathon Petroleum Corp.

Pioneer Natural Resources Co.

(0.9%)
Sealed Air Corp.

4.1%)
Bristol-Myers Squibb Co.
Cigna Corp.

McKesson Corp.

Pfizer, Inc.

(0.9%)
Blackstone, Inc.
(10.1%)
Advance Auto Parts, Inc.
AutoZone, Inc.
Darden Restaurants, Inc.
Home Depot, Inc.

Lowe"s Cos, Inc.

0"Reilly Automotive, Inc.

Target Corp.
Ulta Beauty, Inc.
Williams-Sonoma, Inc.

Yum! Brands, Inc.

(9.5%)
Analog Devices, Inc.
Applied Materials, Inc.
Broadcom, Inc.
KLA-Tencor Corp.
Lam Research Corp.
Qorvo, Inc.
Qualcomm, Inc.
Skyworks Solutions, Inc.
Teradyne, Inc.

Texas Instruments, Inc.

(2.9%)
Dropbox, Inc. Class A
Fair lIsaac Corp.

Oracle Corp.
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85,043,035

72,430,517

232,517,239

69,663,833

88,184,631
81,810,798
79,498,284

78,903,150

328,396,863

73,526,884

73,749,322
88,049,558
81,602,332
84,634,841
81,771,151
83,583,050
79,814,888
80,717,642
68,710,422

80,439,549

803,072,755

79,787,647
76,430,983
71,787,609
76,832,530
72,419,107
71,229,559
74,423,822
73,264,522
77,024,191

76,777,243

749,977,213

79,716,513
77,825,485

69,602,830
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227,144,828
(1.0%)
13,297 Cisco Systems, Inc. 1.0 76,986,970
(5.5%)
5,097 CH Robinson Worldwide, Inc. 0.9 71,054,172
18,822 CSX Corp. 0.9 72,577,759
5,753 Expeditors International of Washington, Inc. 0.9 73,537,324
3,847 Landstar System, Inc. 1.0 80,390,126
2,448 Norfolk Southern Corp. 0.9 74,286,491
2,507 Union Pacific Corp. 0.9 70,695,446
442,541,318
7,403,080,620
( \7,442,863,751) \ 7,799,828,907
2022 9 30 -0.3 )
Call - Abbott Laboratories \ 108/13/2022 1,900 (480,611) (13,176)
Call - Acuity Brands, Inc. 118/13/2022 1,200 (811,068) (278,466)
Call - Advance Auto Parts, Inc. 188/13/2022 1,110 (617,707) (6,622)
call - Aflac, Inc. 66/13/2022 3,430 (117,362) (2,575)
call - Allstate Corp. 120/13/2022 1,660 (512,657) (273,740)
Call - Altria Group, Inc. 46/13/2022 4,260 (204,732) (1,476)
Call - Amdocs, Ltd. 8071372022 2,370 (105,408) (38,787)
Call - American Express Co. 160/13/2022 1,310 (537,675) (7,585)
Call - Amgen, Inc. 2%8/13/2022 840 (342,122) (7,441)
Call - Analog Devices, Inc. 1%0/13/2022 1,350 (544,300) (24,890)
Call - Aon PLC 298/13/2022 750 (482,480) (9.660)
call - Apple, Inc. 160/13/2022 1,240 (321,958) (1,340)
Call - Applied Materials, Inc. 90/13/2022 2,210 (983,549) (25,809)
Call - Arch Capital Group Ltd. 40/13/2022 4,210 (433,796) (99,699)
Call - Automatic Data Processing, Inc. 2%68/13/2022 840 (166,478) (4,034)
Call - AutoZone, Inc. 2,318/13/2022 90 (476,364) (62,591)
Call - Bank of America Corp. 36/13/2022 6,060 (526,348) (26,124)
Call - Bank of New York Mellon Corp. 46/13/2022 4,860 (428,441) (21,871)
Call - Blackstone, Inc. 100/13/2022 2,080 (1,118,526) (38,669)
Call - Bristol-Myers Squibb Co. 10/13/2022 2,940 (514,706) (600,825)
Call - Broadcom, Inc. 510/13/2022 380 (725,709) (6,263)
Call - Caterpillar, Inc. 190/13/2022 1,110 (548,629) (16,003)
Call - CH Robinson Worldwide, Inc. 120/13/2022 1,750 (271,149) (20)
Call - Charter Communications, Inc. 4208/13/2022 470 (585,060) (1,219)
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Call
Call
Call
Call
Call
Call
Call
Call
Call
Call
Call
Call
Call
Call
Call
Call
Call
Call
Call
Call
Call
Call
Call
Call
Call
Call
Call
Call
Call
Call
Call
Call
Call
Call
Call
Call
Call
Call
Call
Call
Call

Chemed Corp.

Chubb Ltd.

Cigna Corp.

Cintas Corp.

Cisco Systems, Inc.

Comcast Corp.

ConocoPhillips

CSX Corp.

Cummins, Inc.

Darden Restaurants, Inc.
DaVita, Inc.

Dow, Inc.

Dropbox, Inc.

Expeditors International of Washington, Inc
Facebook, Inc.

Fair Isaac Corp.

FleetCor Technologies, Inc.
Fortinet, Inc.

Fortune Brands Home & Security, Inc.
Gartner, Inc.

General Mills, Inc.

GoDaddy, Inc.

Hain Celestial Group, Inc.

HCA Healthcare, Inc.

Hewlett Packard Enterprise Co.
Home Depot, Inc.

HP, Inc.

International Paper Co.
KLA-Tencor Corp.

L3Harris Technologies, Inc.
Laboratory Corp. of America Holdings
Lam Research Corp.

Landstar System, Inc.

LKQ Corp.

Lowe"s Cos, Inc.
ManpowerGroup, Inc.

Marathon Petroleum Corp.

Masco Corp.

Mastercard, Inc.

McKesson Corp.

Medpace Holdings, Inc.

490/13/2022
190/13/2022
306/13/2022
430/13/2022
48/13/2022
30/13/2022
100/13/2022
38/13/2022
230/13/2022
138/13/2022
98/13/2022
38/13/2022
28/13/2022

.108/13/2022

166/13/2022
480/13/2022
2208/13/2022
3071372022
66/13/2022
310/13/2022
80/13/2022
80/13/2022
20/13/2022
228/13/2022
18/13/2022
318/13/2022
20/13/2022
48/13/2022
3%6/13/2022
240/13/2022
240/13/2022
446/13/2022
136/13/2022
30/13/2022
216/13/2022
18/13/2022
106/13/2022
38/13/2022
330/13/2022
386/13/2022
166/13/2022
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410
1,050
690
500
4,560
5,640
1,730
6,460
910
1,530
2,400
3,950
9,120
1,970
1,240
440
960
3,960
3,210
710
2,700
2,680
9,590
980
14,740
720
7,300
4,760
600
940
850
460
1,320
3,870
1,030
2,700
2,030
3,880
590
550
1,310

EDINETOOOO

O000D0O00O0DO00DOgOo(eos748)
Ooooooooooooooooooad

(469,542)
(397,855)
(307,430)
(382,168)
(165,581)
(577,638)
(1,094,071)
(372,069)
(209,451)
(702,054)
(904,284)
(371,904)
(648,882)
(252,034)
(1,212,004)
(482,791)
(476,571)
(1,093,074)
(694,352)
(562,704)
(198,892)
(414,238)
(1,160,114)
(736,049)
(407,655)
(387,744)
(528,883)
(338,189)
(898,684)
(618,589)
(535,449)
(1,214,191)
(440,822)
(310,018)
(325,446)
(955,561)
(690,692)
(466,173)
(620,055)
(318,541)
(858,537)

(17,287)
(25,079)
(29,907)
(3,740)
(631)
(4,290)
(322,765)
(4,782)
(13,768)
(169,760)
(42,494)
(7,436)
(88,782)
(126)
(10,817)
(32,340)
0
(364,604)
(21,820)
(47,896)
(37,561)
(17,898)
(95,005)
(13,414)
(14,894)
(12,868)
(25,319)
(449)
(43,581)
(16,204)
(3,768)
(11,286)
(177,469)
(7,654)
9,779)
(42,037)
(313,147)
(31,084)
(1,513)
(7,621)
(691,280)
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Call - MGM Resorts International 36/13/2022 5,830 (1,164,458) (75,969)
Call - Moody"s Corp. 300/13/2022 670 (632,374) (4,390)
Call - Norfolk Southern Corp. 260/13/2022 840 (220,976) (398)
Call - Nucor Corp. 149/13/2022 1,510 (1,020,223) (2,194)
Call - NVR, Inc. 4,3%8/13/2022 40 (615,065) (85,290)
Call - Omnicom Group, Inc. 10/13/2022 3,050 (258,168) (16,164)
Call - Oracle Corp. 10/13/2022 2,700 (901,293) (622)
Call - 0"Reilly Automotive, Inc. 768/13/2022 280 (279,209) (52,396)
call - Pfizer, Inc. 48/13/2022 4,270 (557,145) (39,899)
Call - Philip Morris International, Inc. 98/13/2022 2,150 (271,272) (1,905)
Call - Pioneer Natural Resources Co. 24R/13/2022 790 (1,102,802) (115,981)
Call - Principal Financial Group, Inc. 80/13/2022 2,760 (300,342) (52,272)
Call - Procter & Gamble Co. 148/13/2022 1,430 (113,232) (1,689)
Call - Qorvo, Inc. 98/13/2022 2,120 (822,648) (17,869)
Call - Qualcomm, Inc. 138/13/2022 1,560 (627,728) (10,248)
Call - Quest Diagnostics, Inc. 130/13/2022 1,610 (474,393) (124,760)
Call - Robert Half International, Inc. 80/13/2022 2,550 (855,017) (371,300)
Call - S&P Global, Inc. 316/13/2022 560 (578,785) (4,707)
Call - Sealed Air Corp. $6/13/2022 3,710 (558,269) (1,434)
Call - SEI Investments Co. $0/13/2022 3,660 (510,395) (25,231)
Call - Skyworks Solutions, Inc. 106/13/2022 2,030 (768,482) (25,216)
Call - Tapestry, Inc. 30/13/2022 5,840 (719,721) (13,896)
Call - Target Corp. 1716/13/2022 1,270 (833,661) (14,994)
Call - TE Connectivity, Ltd. 138/13/2022 1,600 (413,579) (8,838)
Call - Teradyne, Inc. 88/13/2022 2,430 (1,222,926) (62,223)
Call - Texas Instruments, Inc. 170/13/2022 1,170 (659,974) (68,858)
Call - Trane Technologies PLC 110/13/2022 1,230 (442,012) (14,405)
Call - Travelers Cos, Inc. 176/13/2022 1,270 (132,438) 5,777)
Call - Ulta Beauty, Inc. 4%0/13/2022 470 (810,796) (19,147)
Call - Union Pacific Corp. 240/13/2022 860 (298,561) (120)
Call - Wells Fargo & Co. 40/13/2022 4,650 (438,483) (12,952)
Call - Western Union Co. 16/13/2022 13,170 (354,719) (51,477)
Call - Williams-Sonoma, Inc. 1%0/13/2022 1,380 (887,364) (4,992)
Call - Willis Towers Watson PLC 220/13/2022 1,000 (413,834) (22,852)
call - Yum! Brands, Inc. 110/13/2022 1,790 (423,171) (9,340)

\ (56,341,331) \ (5,690,845)

& 2022 9 30 ( -0.2 )

Call - OTC Brazilian Real versus JaNanese Yen 20/13/20247,300,000 \ (30,941,792) \ (12,803,410)
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2022 9 30 ( -0.9 )

) )
BRL Morgan Stanley 94,600,00010/20/2022)30,897,007 \ — (60,283,071) \ (69,283,071)
BRL Morgan Stanley  5,000,00010/20/2022)SD 961,742 ~ (5,947,097) (5,947,097)
USD  UBS AG 1,167,30110/20/202BR6,290,000 1,328,739 - 1,328,739

\ 1,328,739 (7,230,168)

\ (73,901,429)

2022 9 30 ( -0.1 )

Call — OTC United States Dollar versus Japanese Yen 144 10/13/2022 3,150,000 \ (7,596,153) \ (4,203,829)
BRL -
JPY -
usb -

2022 10 18 2023 4 18

88,119,779 98,082,543

88,119,779 98,082,543

88,119,779 98,082,543

1 88,294,563 98,301,680
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2 174,784 219,137
88,119,779 98,082,543
88,119,779 98,082,543
88,119,779 98,082,543
2022 10 19
2023 4 18
2022 10 18 2023 4 18
2022 4 19 2022 10 19
88,306,406 88,294,563
10,022,049
11,843 14,932
999 999
999 999
219,583 219,583
24,953 10,021
848,389 848,389
66,873 66,873
64,214 64,214
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6,592,748 6,592,748
10,288,683 10,288,683
10,000 10,000
1,001,302 1,001,302
49,911 49,911
a
a 50
49,911 49,911
a
o 100
S&P500 66,079,892 76,101,941
2,996,106 2,996,106
a
88,294,563 98,301,680
88,294,563 98,301,680
174,784 219,137
2022 10 19
2023 4 18
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2023 4 18
2022 10 18 2023 4 18
2022 10 18 2023 4 18
1
2022 10 18 2023 4 18
0.9980 0.9978
1 (9,980 ) (9,978 )

€y

)
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2023 4 28
4,544 ,532,669
4,457,610
4,540,075,059
3,350,228,124
1.3552

2023 4 28
98,081,563
0
98,081,563
98,301,680
0.9978
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2023 4
151 7,427 2,500
799 9,980
260 8,525

CI0 1
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2023 4
92 325,078

779 21,915,888

871 22,240,966

84 166,622

14 1,401,574

98 1,568,196

969 23,809,162
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38
59
19 52
193 2022
2023 31
@
2022 31 2023 31
3,168 1,982
486 346
332 393
13,811 12,525
52 47
24,900 22,100
45 59
42,799 37,455
203 1 196
4 3
198 193
1,770 1,482
1,738 1,351
31 131
16,617 13,824
10,755 8,260
3,705 3,475
177 177
1,067 1,066
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885 824
26 20
18,591 15,503
61,390 52,959
2022 31 2023 31

65 101

9,856 5,874

26 38

12 12

4,917 4,525

2 4,900 2 1,297

4,246 3,987

980 560

1,016 327
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