EDINETOOOO
00000000000 DO00OmD((EL2430)
Ooooooooooooooooooad

2023 9 19
28 ( 2022 12 20 2023 6 19 )

03-6447-6147

1/90



EDINETOOOO
00000000000 DO00OmD((EL2430)
Ooooooooooooooooooad

B (RIS - x AN EEE
epRmE | OISR | e sme)
oo

5 m
BRI o=
5 o FEEE
& IR o
R ( ]
EEEa

2/90



EERREE |PEYEE | E i e B AR B o B
= £1@ |[FRA-AHlk
- 8= 5 = [ ]
R F 2@
oh o[ B B
F 4@

15 % ko Frll=F72F |&Y
—-# F 50O [ )|
P1h (A (Br
&

T ot & F 120 |FUT
i FE [(E A
C ) FETFTF
=
TENERTE i FrUF-FT L
T mit Fr A

T Wi ¢ ) |F7Ub

s EEEES (1
&£ L HiE oA B
123 (R

EEES AR AT

( )

EEICSEER
EEOEER
12
12

EDINETOOOO

00000000000 DO00OmD((EL2430)
Ooooooooooooooooooad

https://www.toushin.or.jp/

3/90



1.

2.

3.
4.

EDINETOOOO
00000000000 DO00OmD((EL2430)
Oooooooooooooooooodad

W55 [ TE S0 4 | &t T U €DPH'H
(18389123 &1 | OE O S EhELE T,

[MEM TEDE~ L2 HE - SRMDIBIHICHA,
BAEMUERIR(BGE A D JRCO EEEL THENICRTM DEH
BOEBR7 LRI AL M AMYE 5614 TY.

ERHOEOAATA FARBIBELLE*) VT AR AT E0ET .

*EELTRARNORA THY. B RCEBLGIRSIBUET,
EH. ST SR S B HEMDTIC. B FOE . Sar R SN I e L aLET .

ERhiBOEHH A EILD LA EM0 TR
FEREZFICHRAD0%F TRIEAETEVET,

WA\ 2 U 5 e {T1a 32 EahELET,

HAMFOANFRAGLEERRLL T HRTIICEE U 5 SR -
a3 EehEILEY.

BHIBB(HRBOBERIVERB)ERNBLLET.

<HBEZWMUDA A—T>

5 6H 108 HH 128

mmmmmm

A AR AR AR AR AR AR AR K :-w._- i_r]t‘.: AR

# A EBIWE HAR A B SO TEIRHNRELFTHF ERAHOARCIU SRS N

EEPTHREPAREAUDLLBESLHVUET.

# PRI A—JTHU BEXOFREOTLOSIULOLBITOVTRE. RU TS0 TIE

HUEtA.

4/90



EDINETOOOO
00000000000 DO00OmD((EL2430)
Ooooooooooooooooooad

RS [{EMTEHE % ) mEEL.
U EOPHS [ENNICESEN ] OEOMEERELET.

[(EHT25E42|1 2. BH5-2RGEBARICHA.
HATRUSE<BEESE AN GRGE) £ EEL THHNICITE hEL

HEOWEHRZ Y PIRTA MM Y AEATY .,

] o 7
g\

i
" HH u-: \
[ e e /-‘?g
m THHHHTE =

ERMREBEOEENEEMR

S #GSS Bl 5t 1

v
: VLB

s ORLD

M O#SH

BT Sl R
(5~ Bl 12E)

HHEATHBNIMBRBELET.
FLEOEEIMTHY . ChaLIRCENAMEBE PEAAERTBUEY,

[(EWMTE 502 1005,

EHARRGEEERL TERL CEOARICIFRLEY .

5/90



EDINETOOOO
00000000000 DO00OmD((EL2430)
Ooooooooooooooooooad

EAHOESOLAA—IBBESELLES)
VIV R ICBRERTEVET,
EORA2n AA~ ISIBSELEOBA B SRR & ITRE LT

BB LAA BIHCEBDIES A
PIEMEE TOUREHRSERCHLTOIERMERGCLSICHEALEY

ﬂﬁfﬁﬁﬁ
OB b [# F A EETHRM S & 16
AA—RI50L FOg S Elﬁﬂmﬂ'l Mo w3 ; YRR
= AAA ~ AAT M ERITTE AAA
72 PR RARTT
EOB D i S *Mﬁg?m i)
AATIBISFEDES AAA ~ AA~
- [ DT T
nxmmmuﬂnﬁaﬂ*aﬁ & ABOEEICRBAEHEDT ADSS AR, R e
CHRELU SUERHOSVUESICHAL LS *OEOENOER 1 H;‘_tvwﬂﬁﬁl*ﬁ“
htﬂgi’tu*? w#wﬁmiﬁﬂmamumﬂmﬂmr
1 BEE L CHABORHE TS BHBCETL GAREBULT, i t .
GE.ARENCAEY S0 RASADYC HEORNR. AGR O RBEORRA L T L BENLE
TN mﬂam«mnghm-u BHRGYSMEO. L TY, MTEML
.igi? BEHERTEMERORET ﬂﬁmﬁ.!ﬂf’d!ut &')'Ci‘ﬂﬂ: #ELT
AL | BN A S 1A SRR ST, HUMNICERNTEVLAShEY.

-J: HRHEBSEPHOEZERAHALTUET,

ARTEOEIHAE < 115 &
. ¥l & 1 5 B Tl
MRS BA50%E CRE AH5HELET,

MERHHICEATA_ LT,
BEEHOTHENASCLEEHELET.

® HRIEA A—TETY.

FEMBBOEMIAE CU->LES BTFRRBCHETS LENTIEOTRBU LA,
M P b 72542 MRS TNL AREESRTULLET,

£ RMES L URSHHELITE U HRRS OB A LELS SICA0%EBA SEAN B ETY.

6/90



EDINETOOOO
O00OO00000000000000(E12430)
OooOooooooooooooooood

(772 FO{t#i#]

9477 FR. HICIY— 7 FC AT A7) FAR TERERLLET,
KE=r K IN=—2rE

jLE Sl L
Y r—2rF

(25H)

I FDERICHILTIRANT EukI LA FAUMIA 2L BRTF 9l TRUAE 3—0O9CUZT9F
Aot iR ftd S U EE 2T

(LR -G AOERERRASE. EAHEORRO 0%LITLLET,
ARERE OEREANSICE . MREBTEEA,

TN, ARERE. EREUIRETSEOLL BRMLLT, BELCAREHRNICHEICLE

HELEY,
EREOHESOZULHELTFOEMOLTRETSEOTIISUEHA.

(rEnHiD

7/90



EDINETOOOO
O00OO00000000000000(E12430)
Oooooooooooobooooooad

Rz HEcEICRT2EERIR

SRR AREOFRLRRED, SREROHRENSTILONETOT, SESHZTIONDL,
ZTOEWRSS . BEEEBRI THYDET,

RREETHREEISTHNONS A AT

OSERE, ENEEPICRELEDR (EREREOEATOARE SUFBRESTRNRR) EHAT
ZIONIWEHHOET . TOBS . SHARDOBREERRIMANBLE~TTRETAILIC
HDEY . FL OHESOKER. ATFLEHNBEICSE 377 /FORSEETT HOTIRBHOF L A.

SRR PR LS EEA TEHILONOES

FMERND SESENS LRUSE
;lﬁ.ﬁﬂll
tosoon, "B ]ﬁ 105008
“—: FRvSRE 'g‘\
l'h‘m,m_:_n
J | | 103008
3+ ?‘}ﬂ ?% -
FRENE HEEEE YmEED m HEERE e ENE
HEN HiER i SR
w = EOMe L -ﬂ“ w =B L 'm-

(i) %Mﬂl&" @Elﬂﬂﬂ%ﬂﬂﬁﬁ&tﬂﬂﬂﬂmmEﬂﬁﬂﬁﬂbﬂ!u@ﬁfﬂﬂﬂﬁﬁ&ﬂ
ETT. AEERE. HEHHICEIx, SENSENSELDN
# _LICi3+ A—Tdh. ﬁﬂ@ﬂﬁﬁ@i&b‘tﬁﬂﬁlﬂb{ﬁu“mujm{mﬂ FHETHHOTRBOF A

8/90



EDINETOOOO
00000000000 DO00OmD((EL2430)
Oooooooooooooooooad

[mwma:tmﬁﬁm—mmm.mam—mmagrm

DEOET . JP/HRAEOERERICED, HiEaiiDERMEIOE LD GOt BSHENTT.
HESO—BITAO—BILRLICENTING FEEOSRITEO—BLRUCHESTINS

EASES
FELRE
(WRSEE)
HARD HEED
Y SEE
o). & Ixs WA EE it
(SR E) BAHm (SR E) BnEm
e s = 3

#NFLEE (RS ES) BRENICTED-BLELEGESN. TOEEEHERTHAYRILET .
Flo A LRE (SR 2ES) B2 BERRBVLCEDET.

- HBSER  GRTF(EREODP/FORAGH) E LESBIDSOSESTY.

- AFLER @ TFETEIESDSOSESTY. SEEOERECMARN THEZ.
(kR iR (WHSES)OEETRILETY.

2009 7 31
2014 19

2019 18 2024 18
2024 6 18

9/90



EDINETOOOO
00000000000 DO00OmD((EL2430)
Ooooooooooooooooooad

| FA, o

7

E e i, o

R TV AFT—I70F

| Ftnet 2 | b o

i i e
HBE 77w F7337 4 o Mt {SEL30%0 =%F U F JISSERTHE S
- {558 & OEREE | (meaSnsit BETR9—F5 2 HEEET
- BRESSLNERASSSNES ALY +— th =it )
- (SRR IR - (R
) - EHEEDHE WY
#3 FREEECIEIN ¥
%%G}gﬁlu Ll
" ZE0E —
b L i el A=c 5
BAFE» FTYEIA U PAUHA- 429 - EEORELE LS
BAFPE» 7RIV F 3-A2A8 UEFoF | - B ImsSREREE LSS OEEL
- -7 ey FOERICEAT SR e Ly P BARER LINERES A0 AL

-

[ BEF G ]

2023 6

17,363

1959
1999

192,211,000 97.562

10/90



10

11

12

13
14

15
16
17

18

19

22

23

12
11

20

18

14

11/90

20

EDINETOOOO

00000000000 DO00OmD((EL2430)
Ooooooooooooooooooad

10

11

18
19

14

14

21



10

10

11

12

13
14

15

16

17

18

19

19

20

12
11

20

18

12/90

20

EDINETOOOO

00000000000 DO00OmD((EL2430)
Ooooooooooooooooooad

10

11

18
19

14

14

18



14

EDINETOOOO
O00OO00000000000000(E12430)
Ooooooooooooooooonoao

100

10

10

100

20

13/90



EDINETOOOO
O00OO00000000000000(E12430)
Ooodooodooodonooonono

2024 6 17 2009 30
2024 6 17

12 18

14/90



S IC B S ERERII LT O T9Y,

EDINETOOOO
00000000000 DO00OmD((EL2430)
Ooooooooooooooooooad

FD AVNRARAIE AP0 (CIO)

F=F AAL—FaT AT (GGOI)

whO&EIh III i‘*;ﬁﬁlﬁ ﬂlﬂ FIAFFaF || AT :ﬂi‘ﬂiiﬁ d'hb}':r'ﬁ_r Elﬂﬂéﬁ
TS IR TEF [_. M ‘.?BH HLAZERY prl: b ﬁlﬂ‘éﬂﬁ 1228
‘;’ ‘~ BT 7
kL —r T 2B Ao Ak 0420

SEEESHOERFNIC B SAEFEIE S L UEEAE F R8I Sl FII LT OEY T,

h

I 1
N W EEAHOESE !
CEERS B OIEFREL. TREEL
] | 0 EEE?':TS‘I‘U’)EE:FE ) 3L TFE AL o M A R R E L |
1 7. J
T BEEAS ORTIIE TS, B |
] 0 ;E%jiﬁ.mgﬂi ) ¥ B TR AL R SR D :
] AHEPLEREHERELIT.
| = ERDET '
D 1155 sl o B e R

i e T
O o= k7 UAmegs - il

1

ThThmERSHISEST.
b e il - £ = 2 B e

FEHCEER S
SRR MITHEDISHELL T
RalEFIr LA TR AR, Bix
R EDAE

b L—7 - 2250
L FREHT )

HIMFEEASORATOELE.
REHTOIOEZEIVER S
#MiTLEA.

\ rm——— p———— 2/

b4
BV ek DAEEEAS
SERRRECETNDTER AT - || - ERUZSGREEU20EE T
AWM ST S (SR T DB iIR B LerE2 2l
HE VIHE HE

PP i \
(5HiEE>
EREE LM ICEIAE
s IRRE A M E L mdeEE - ST
-EESRORERssOHESE
L HEEE IR IE D3R S
e

CURER S I
RETSIEL2
(655 B8
SERITSICEE T E AU,
B/IRUAD, FEME A0 DTS
BLiFE- AU T XSS
*E A EiE mET il i
TR OEIBICRA TS

\ 7

e -

FIaC L5072 FOBRREA GRentt®RR<) 1033 S8R

[RESHICHLTIE. B2 OifE#ias

b D0 - o R R i

LAt EESRES

HEETH - TEUET. T LR L LA E OF
HIETEEESICoL TEEETE - TEY. mMBEE i EMcEEL T IEOE TS S ET M DR IR THEYE T,

Mm@t |C20 T 8RB A O S E R LR U ADEIRIEE O £ 2 200008 L) 20 183 55 18 TP (T T
LIS, T ABELERY TIEASEETr FOERBEEETALL. #EAH IS BERNTI hh T andEnE

15/90



EDINETOOOO
00000000000 DO00OmD((EL2430)
Ooooooooooooooooooad

SEEFRENLTOESG, P4 Fa—vY— - Fa—F r—

ESG B, = {56 V272 —v V-l BEEESEHICY - Tkl
ﬁ%ﬁfﬁé&:ﬁk RlEHIICEWEY A5k, RS, SEnld. STEtmshD D= T
2IEELTNEY,

(ZF 20— Firsy JREMECETEEAZIL. SEFRSOINEEHEFRELEFLH DD
AN —THBRENTHWED)

[ _ LT |

- RaE 30

of

BN - Ry

2FaD—Fyyd

Es Go0O—-1

R MEICE e RS -AFTFYLT - Az 9T 4
s ESES- bl s B i
AFa0—Fiad i
LEEMETERES (50— 1)

2023 6

10

16/90



10

11

12

13

14

15

17/90

28
28

28

EDINETOOOO
00000000000 DO00OmD((EL2430)
Ooooooooooooooooooad



16

17

10

11

100

10

100

20

18/90

28
28

28

EDINETOOOO
00000000000 DO00OmD((EL2430)
Ooooooooooooooooooad

10



12

13

14

15

16

100

10

100

20

19/90

EDINETOOOO
00000000000 DO00OmD((EL2430)
Ooooooooooooooooooad



EDINETOOOO
00000000000 DO00OmD((EL2430)
Ooooooooooooooooooad

20/90



BB = BENE 4
A PEE T AT AR

i A
nE

w

| EmUzZRE

Ta—F)
ek T e

T
RENWSGE

2023 6

21/90

EDINETOOOO
O00OO00000000000000(E12430)
Oooooooooooobooooooad



EDINETOOOO
O00OO00000000000000(E12430)
Oooooooooooobooooooad

1[:; (20185 78~-202356H)
¢ Frag

BO/ vm Bl
s

=40
5777 HFA SESS TRES CIER TAER FRER

(Yo7 ALORENGAES SO TOREE.
FUECMEIS LR/ MERE (%))

Eo H&Eﬂl“lﬂtﬂﬂl_
FEE | 09%| 60%| 145%| 55%| -04%| 28%| 2

Bl | 47w| 420%] 508%| 627%] Sa%| 70%| 185%]
Bl | -5 i%|-150%]-12.4%]-104%] 558 -61%| -0aw]

@ FER SO RS BNT ARSI EERNICERTES
FICEELICBOTT.

2= TORERSSANY I /FOEERSEZROFEA.

# FIER2018E7AS2023E6 M5 EMODER *IC
BISEGE | FMOEERDEA R TEE, U7 A 055U
DT RE 7 SAIL DV TERUCHOTT. S Ir
OEEE SEE (RS M ERSELCSOiL TR ELE
HR tOSOTHD, ENOEMERICE DL THRELCER
RER AU IBRANBOET.

<&RESSA0MEN>

EH - TOPIX (R R RS B4 22

FEMEI - MSCIHKOKUSAL »/Fo A (5%, F<—2)

WS~ MSCLT YT/ A STUTR A,

E+E@ ~NOMURA-BPIEM

FMER - FTSELNEMA 7oA (B<EF.FAN—2)

HWES--JPE LAY CBF-EMIT—/ Ub-F 1)~ U T7 K
(RIS, FIN—2)

FRADIBI, AU~ IBUFSEREMELT. FRRLT

BOEY.
(o]
TOPIX
MSCI-KOKUSAI
MSCI Inc.
MSCI
MSCI Inc.
NOMURA-BPI

NFRC

(D (20185 7H~2023F08) (W
25000 100
— nEEMR R RN e
PO000H s DL ADEERRE () e e — B0
15000 - -— 60
10000 = -r=====e e e e e g s ===l )
B e e L i i B
o w.au—..mlll.ﬂlnau.n_..hn_._-_..lr,,.n o
T L L T T T TR _Eﬂ
=40

VBTN Z01BFTA 202067 Z0RINTH  P022NTH
!t:#illatlml‘i!lmmﬁﬁh} e HOYNC00

#HESRERAERENG. 20 887 AROENEMEER
ELTHEMELTULET.

gL AOSESREAERENSSUENRER (SHA®
ICHISEET | EMORES ). SHEE (85 ) BT
HOELTH RUCER OO TED, EROEMERGAT
FROEMESCETOTHELCSNEERSCATDES
nEoFY.

MSCI Inc.
MSCI Inc.

NFRC
NFRC

22/90



EDINETOOOO
00000000000 DO00OmD((EL2430)
Ooooooooooooooooooad

FTSE
FTSE Fixed Income LLC FTSE Fixed Income
LLC FTSE Fixed Income LLC
JP GBI-EM
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900,437,553 100.00
()
452,481,244 1.9319 874,148,516 1.9611 887,360,967[98.55
)
98.55]
98.55]
1 )

9 (2013 12 18 ) 6,880 6,905 1.0785 1.0825
10 (2014 6 18 ) 6,476 6,500 1.0922 1.0962
11 (2014 12 18 ) 6,788 6,810 1.2107 1.2147
12 (2015 6 18 ) 6,500 6,522 1.1729 1.1769
13 (2015 12 18 ) 5,886 5,907 1.1075 1.1115
14 (2016 6 20 ) 5,071 5,092 0.9762 0.9802
15 (2016 12 19 ) 4,848 4,868 0.9724 0.9764
16 (2017 6 19 ) 4,207 4,225 0.9360; 0.9400;
17 (2017 12 18 ) 3,655 3,671 0.9411] 0.9451
18 (2018 6 18 ) 3,010 3,024 0.8704 0.8744
19 (2018 12 18 ) 2,524 2,536 0.8545 0.8585]
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20 (2019 6 18 ) 2,260 2,271 0.8329 0.8369
21 (2019 12 18 ) 1,812 1,820 0.8250 0.8290
22 (2020 6 18 ) 1,608 1,616 0.8124 0.8164
23 (2020 12 18 ) 1,389 1,395 0.7961] 0.8001
24 (2021 6 18 ) 1,248 1,254 0.7808 0.7848
25 (2021 12 20 ) 1,087 1,092 0.7617 0.7657,
26 (2022 6 20 ) 992 995 0.7415 0.7435
27 (2022 12 19 ) 920, 922 0.7212 0.7232
28 (2023 6 19 ) 888 889 0.7439 0.7449
2022 6 1,002 — 0.7546 —
7 999 — 0.7599 —
8 971 — 0.7461] —
9 949 — 0.7365 —
10 965 — 0.7546 —
11 931 — 0.7286 —
12 879 — 0.6894 —
2023 1 880, — 0.6954 —
2 863 — 0.7008 —
3 861 — 0.7082 —
4 853 — 0.7116 —
5 868 — 0.7272 —
6 900, — 0.7547 —

)
9 2013 6 19 2013 12 18 0.0240
10 2013 12 19 2014 6 18 0.0240
11 2014 6 19 2014 12 18 0.0240
12 2014 12 19 2015 6 18 0.0240
13 2015 6 19 2015 12 18 0.0240
14 2015 12 19 2016 6 20 0.0240
15 2016 6 21 2016 12 19 0.0240
16 2016 12 20 2017 6 19 0.0240
17 2017 6 20 2017 12 18 0.0240
18 2017 12 19 2018 6 18 0.0240
19 2018 6 19 2018 12 18 0.0240
20 2018 12 19 2019 6 18 0.0240
21 2019 6 19 2019 12 18 0.0240
22 2019 12 19 2020 6 18 0.0240
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23 2020 6 19 2020 12 18 0.0240,
24 2020 12 19 2021 6 18 0.0240,
25 2021 6 19 2021 12 20 0.0240,
26 2021 12 21 2022 6 20 0.0180
27 2022 6 21 2022 12 19 0.0120
28 2022 12 20 2023 6 19 0.0080
9 2013 6 19 2013 12 18 3.93
10 2013 12 19 2014 6 18 3.50]
11 2014 6 19 2014 12 18 13.05
12 2014 12 19 2015 6 18 1.14
13 2015 6 19 2015 12 18 3.53
14 2015 12 19 2016 6 20 9.69
15 2016 6 21 2016 12 19 2.07
16 2016 12 20 2017 6 19 1.28
17 2017 6 20 2017 12 18 3.11
18 2017 12 19 2018 6 18 4.96
19 2018 6 19 2018 12 18 0.93
20 2018 12 19 2019 6 18 0.28
21 2019 6 19 2019 12 18 1.93
22 2019 12 19 2020 6 18 1.38
23 2020 6 19 2020 12 18 0.95
24 2020 12 19 2021 6 18 1.09
25 2021 6 19 2021 12 20 0.63
26 2021 12 21 2022 6 20 0.29
27 2022 6 21 2022 12 19 1.12
28 2022 12 20 2023 6 19 4.26
100

9 2013 6 19 2013 12 18 720,277,561 749,294,229
10 2013 12 19 2014 6 18 665,895,523 1,115,498,070
11 2014 6 19 2014 12 18 683,240,389 1,006,288,417
12 2014 12 19 2015 6 18 563,311,946 628,166,740
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13 2015 6 19 2015 12 18 393,435,281 619,897,658

14 2015 12 19 2016 6 20 299,368,882 419,400,391

15 2016 6 21 2016 12 19 181,669,848, 390,810,018

16 2016 12 20 2017 6 19 106,590,300 598,025,441

17 2017 6 20 2017 12 18 81,765,852 692,149,906

18 2017 12 19 2018 6 18 70,479,918 495,952,562

19 2018 6 19 2018 12 18 59,961,257 564,240,378

20 2018 12 19 2019 6 18 54,217,768 294,869,013

21 2019 6 19 2019 12 18 47,785,553 565,448,997

22 2019 12 19 2020 6 18 38,396,605 254,629,436

23 2020 6 19 2020 12 18 34,570,980 269,928,585

24 2020 12 19 2021 6 18 38,503,520 184,144,490

25 2021 6 19 2021 12 20 30,171,764 201,969,535

26 2021 12 21 2022 6 20 29,371,778 118,016,664

27 2022 6 21 2022 12 19 19,232,950 82,080,170

28 2022 12 20 2023 6 19 17,968,282 99,319,618
2023 6 30

431,637,501 48.64

10,207,316 1.15

255,847,451 28.83

64,365,823 7.25

51,061,538 5.75

25,069,242 2.83

5,292,989 0.60;

10,988,197, 1.24

854,470,057 96.29

17,549,912 1.98

— 15,326,765 1.73

887,346,734 100.00;
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) ()
US TREASURY N/B 760,000 14,571.60] 110,744,216 14,344.09 109,015,149 4.500[2024/11/30]12.29
FRANCE (GOVT OF) 460,000] 15,048.59 69,223,546 14,964 .61 68,837,210] 0.500] 2025/5/25 | 7.76
FRANCE (GOVT OF) 400,000] 14,809.44 59,237,761 14,638.45 58,553,821 1.000| 2027/5/25 | 6.60]
US TREASURY N/B 450,000] 12,604.85 56,721,843 12,426.37 55,918,705 0.750] 2028/1/31 | 6.30
US TREASURY N/B 439,000 12,671.57 55,628,193 12,398.91 54,431,215 1.500| 2030/2/15 | 6.13
US TREASURY N/B 560,000 8,572.26 48,004,658 8,039.29 45,020,073  1.250[ 2050/5/15 | 5.07]
FRANCE (GOVT OF) 340,000 12,318.55 41,883,077 12,245.83 41,635,840 0.000[ 2032/5/25 | 4.69]
US TREASURY N/B 300,000 13,785.95 41,357,865 13,403.07| 40,209,237 2.875| 2032/5/15 | 4.53
US TREASURY N/B 280,000 14,332.62 40,131,363 14,275.28 39,970,797] 4.000] 2026/2/15 | 4.50
US TREASURY N/B 400,000 9,562.55 38,250,228 9,317.58 37,270,358  1.125| 2040/5/15 | 4.20]
FRANCE (GOVT OF) 250,000 14,373.12) 35,932,800 14,237.74 35,594,354 0.750] 2028/5/25 | 4.01
BELGIUM KINGDOM 190,000 15,865.84 30,145,097 15,607.72 29,654,681 3.000| 2034/6/22 | 3.34]
FRANCE (GOVT OF) 290,000 9,410.84 27,291,458 8,553.96 24,806,486 0.750] 2052/5/25 | 2.80]
US TREASURY N/B 180,000 12,767.8]] 22,982,079 12,926.48 23,267,666 0.750/ 2026/8/31 | 2.62
EUROPEAN 2,200,000 765.54 16,841,954 797.72 17,549,912  4.250( 2024/6/19 | 1.98]
INVESTMENT BANK
BELGIUM KINGDOM 110,000 14,234.27 15,657,702 14,086.52 15,495,180 0.900[ 2029/6/22 | 1.75
UK TREASURY 80,000] 17,742.12) 14,193, 700] 17,679.37 14,143,499 1.000] 2024/4/22 | 1.59
US TREASURY N/B 100,000 14,431.60] 14,431,603 14,077.62 14,077,623 3.500] 2033/2/15 | 1.59
BELGIUM KINGDOM 100,000 13,655.09 13,655,099 13,232.58 13,232,585 1.900[ 2038/6/22 | 1.49
FRANCE (GOVT OF) 90,000] 14,563.98 13,107,590 14,313.09 12,881,781 1.500] 2031/5/25 | 1.45)
US TREASURY N/B 80,000] 16,006.67 12,805,336 15,570.84 12,456,678 4.500( 2036/2/15 | 1.40|
UK TREASURY 120,000 10,669.64 12,803,573 10,362.47 12,434,965 1.500] 2047/7/22 | 1.40]
ISRAEL FIXED BOND 300,000 3,660.10 10,980,328 3,662.73 10,988,197  0.500] 2025/4/30 | 1.24]
FRANCE (GOVT OF) 70,000] 10,617.41] 7,432,192 10,260.98 7,182,692 0.500( 2040/5/25 | 0.81]
UK TREASURY 40,000] 18,062.83 7,225,134 16,719.14 6,687,658 3.250( 2033/1/31 | 0.75
FRANCE (GOVT OF) 50,000 12,916.89 6,458,448 12,710.53 6,355,267 1.250( 2036/5/25 | 0.72
UK TREASURY 30,000] 18,577.29 5,573,187 17,697.66 5,309,300( 4.125( 2027/1/29 | 0.60]
SINGAPORE 50,000] 10,635.18 5,317,591 10,585.97 5,292,989 2.875 2029/7/1 | 0.60
GOVERNMENT
[CANADIAN 50,000] 10,540.37] 5,270,188 10,156.13 5,078,067 2.500| 2032/12/1 | 0.57]
GOVERNMENT
AUSTRALIAN 50,000] 10,521.86 5,260,933 10,041.39 5,020,695 4.500| 2033/4/21 | 0.57]
GOVERNMENT

)

96.29

1.98

98.27
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2022 12 19 2023 6 19
13,439,055 14,183,818
906,175,848 877,545,434
4,601,595 2
924,216,498 891,729,252
924,216,498 891,729,252
2,551,747 1,194,522
1,419 423

43,616 41,840
1,046,963 1,004,388

24 23

464,231 878,130
4,108,000 3,119,326
4,108,000 3,119,326
1,275,873,809 1,194,522,473
355,765,311 305,912,547

= 554,635

920,108,498 888,609,926
920,108,498 888,609,926
924,216,498 891,729,252
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2022 6 21 2022 12 20
2022 12 19 2023 6 19
2,733,780 41,856,036
2,733,780 41,856,036
2,770 1,784
265,050 238,185
6,362,718 5,717,731
481,897 433,054
7,112,435 6,390,754
9,846,215 35,465,282
9,846,215 35,465,282
9,846,215 35,465,282
141,838 64,120
346,057,757 355,765,311
20,671,641 29,473,832
20,671,641 29,473,832
4,907,358 5,278,317
4,907,358 5,278,317
15,483,784 9,872,153
355,765,311 305,912,547
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19 18
2022 12 20 2023 6 19
2022 12 19 2023 6 19
1,338,721,029 1,275,873,809
19,232,950 17,968,282
82,080,170 99,319,618
1,275,873,809 1,194,522,473
355,765,311 305,912,547
2022 6 21 2022 12 20
2022 12 19 2023 6 19
2022 6 21 2022 12 20
2022 7 19 2023 1 18
1,129,565 | A 206,304
0| B 0
45,358,862 | C 31,139,588
0| D 0
E + o+ o+ 46,488,427 | E + o+ 31,345,892
F @ ) 3/2 | F ¢! ) 246
G 2,634,509 | G 2,542,161
H ¢! ) 20 H ¢ ) 20
2022 7 20 2023 1 19
2022 8 18 2023 2 20
0| A 401,614
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A 139,379 | A 1,541,848
B 0| B 0
C 33,667,945 | C 25,038,699
D 0| D 207,309
E + o+ 4 33,807,324 | E + 26,787,856
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10,984,687 7,473,771
6,157,460 5,673,410
766,348,416 842,304,185
123,564,605 17,169,307
3,341,788 4,126,744
374,390 787,288
910,771,346 877,534,705
910,771,346 877,534,705
4,601,595 -
11 9
4,601,606 9
4,601,606 9
493,318,008 454,239,575
412,851,732 423,295,121
906,169,740 877,534,696
906,169,740 877,534,696
910,771,346 877,534,705
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2022 12 19
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2022 12 19 2023 6 19
1.8369 |1 1.9319
) (18,369 )|(1 ) (19,319 )
(€H)
@)

US TREASURY N/B-4.5%-24/11/30 760,000.00 753,825.00

US TREASURY N/B-4.0%-26/02/15 280,000.00 276,915.61

US TREASURY N/B-0.75%-26/08/31 180,000.00) 161,166.79

US TREASURY N/B-0.75%-28/01/31 450,000.00) 387,834.95

US TREASURY N/B-1.5%-30/02/15 439,000.00) 378,311.67

US TREASURY N/B-2.875%-32/05/15 300,000.00 279,123.04

US TREASURY N/B-3.5%-33/02/15 100,000.00) 97,750.00

US TREASURY N/B-4.5%-36/02/15 80,000.00 86,576.56

US TREASURY N/B-1.125%-40/05/15 400,000.00) 259,328.11

US TREASURY N/B-1.25%-50/05/15 560,000.00 314,267.18

3,549,000.00 2,995,098.91

(425,214,192)

CANADIAN GOVERNMENT-2.5%-32/12/01 50,000.00 46,486.45

CANADIAN GOVERNMENT-5.0%-37/06/01 20,000.00 23,641.52

CANADIAN GOVERNMENT-2.0%-51/12/01 30,000.00) 23,130.93

100,000.00) 93,258.90

(10,021,601)

EUROPEAN INVESTMENT BANK-4.25%- 2,200,000.00) 2,065,580.00
24/06/19

2,200,000.00) 2,065,580.00

(17,169,307)

BELGIUM KINGDOM-0.9%-29/06/22 110,000.00) 98,367.50

BELGIUM KINGDOM-0.35%-32/06/22 30,000.00 23,771.49

BELGIUM KINGDOM-3.0%-34/06/22 190,000.00) 187,802.08

BELGIUM KINGDOM-1.9%-38/06/22 100,000.00) 83,497.30
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BELGIUM KINGDOM-1.7%-50/06/22 20,000.00 14,022.02
FRANCE (GOVT OF)-0.5%-25/05/25 460,000.00 437,037.72
FRANCE (GOVT OF)-1.0%-27/05/25 400,000.00 371,834.80
FRANCE (GOVT OF)-0.75%-28/05/25 250,000.00) 225,930.12
FRANCE (GOVT OF)-1.5%-31/05/25 90,000.00 81,623.52
FRANCE (GOVT OF)-0.0%-32/05/25 340,000.00 263,451.72
FRANCE (GOVT OF)-1.25%-36/05/25 50,000.00 40,093.50
FRANCE (GOVT OF)-0.5%-40/05/25 70,000.00 45,167.39
FRANCE (GOVT OF)-0.75%-52/05/25 290,000.00 155,170.88
2,400,000.00) 2,027,770.04

(314,750, 465)

UK TREASURY-1.0%-24/04/22 80,000.00 77,380.80
UK TREASURY-4.125%-27/01/29 30,000.00 29,150.70
UK TREASURY-1.625%-28/10/22 20,000.00 17,245.92
UK TREASURY-3.25%-33/01/31 40,000.00) 36,425.74)
UK TREASURY-0.625%-35/07/31 40,000.00) 25,709.84
UK TREASURY-1.125%-39/01/31 40,000.00) 24,803.33
UK TREASURY-1.5%-47/07/22 120,000.00) 67,000.77
370,000.00 277,717.10

(50,550, 066)

AUSTRALIAN GOVERNMENT-3.25%-25/04/21 50,000.00 49,173.78
AUSTRALIAN GOVERNMENT-4.75%-27/04/21 50,000.00 51,374.02
AUSTRALIAN GOVERNMENT-3.25%-29/04/21 50,000.00 48,177.67
AUSTRALIAN GOVERNMENT-2.5%-30/05/21 50,000.00 45,574.26
AUSTRALIAN GOVERNMENT-4.5%-33/04/21 50,000.00 51,910.59
AUSTRALIAN GOVERNMENT-2.75%-41/05/21 10,000.00 8,053.45
AUSTRALIAN GOVERNMENT-1.75%-51/06/21 10,000.00) 5,839.28
270,000.00 260,103.05

(25,323,632)

SINGAPORE GOVERNMENT-2.875%-29/07/01 50,000.00 49,600.00
50,000.00 49,600.00

(5,257,600)

ISRAEL FIXED BOND-0.5%-25/04/30 300,000.00 280,272.54
300,000.00 280,272.54

(11,186,629)

859,473,492

(859,473,492)

D O
2 O
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10 100.0% 49 5%
3 100.0% 1.2%
1 100.0% 2.0%

13 100.0% 36.6%
7 100.0% 5.9%
7 100.0% 2.9%
1 100.0% 0.6%
1 100.0% 1.3%

52/90



EDINETOOOO
00000000000 DO00OmD((EL2430)
Ooooooooooooooooooad

2023 6 30

901,179,114

741,561

900,437,553

1,193,162,553

0.7547

887,346,738

4

887,346,734

452,481,244

1.9611
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17,363,045,900
230,000,000
197,012,500

31
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852 270,873

797 231,267

315 9,758

482 221,508

55 39,606

42 1,031

13 38,574

38 59
19 52
193 64 2022 2023
31
( )
63 64
(2022 31 ) (2023 31 )

42,427 42,036
170 1,025
932 908
96 410
25,193 21,336
3 1,048 589
5,005 3,318
1,056 1,015
2 998 1,233
76,928 71,875
1 244 245
1 153 122
397 367
335 390
335 390
23,969 23,274
22,366 22,366
652 375
3,678 448
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50,667 46,465
51,399 47,224
128,328 119,099
( )
63 64

(2022 31 ) (2023 31 )
651 433
9,693 7,557
7 7
71 71
8,783 6,586
831 892
5,572 4,227
2,354 -
3,669 -
3,958 2,563
5 218
7,847 -
1,330 647
35,083 15,648
1,395 1,424
423 437
- 16
390 181
2,209 2,059
37,292 17,708
17,363 17,363
5,220 5,220
5,220 5,220
68,901 79,307
68,901 79,307
2,067 2,067
89,417 99,823
2,350 2,056
731 488
1,618 1,567
91,035 101,391
128,328 119,099
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( )
63 64
2021 2022
2022 31 ) 2023 31 )
94,938 73,998
4,743 3,479
99,682 77,477
42,026 30,699
987 755
1 3
23,000 17,479
1,042 1,170
21,932 16,282
25 26
598 581
1,014 948
143 139
308 309
52 56
13 16
494 427
67,628 50,469
11,759 9,818
156 314
5 234
7,229 6,544
143 147
4,225 2,577
22 56
29 24
66 205
429 433
937 938
394 383
169 155
172 183
1,171 1,097
3,888 4,291
19,042 17,588
13,010 9,420
( )
63 64
2021 2022
2022 31 ) 2023 31 )
71 107
5,257 9,255
1 1
1,548
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58 236
6,936 9,601
177 407
49 389
6
9 1
342
39 15
275 1,163
19,672 17,858
253 427
1,445
4,481
1,699 4,909
132 347
0 0
7,847
7,980 347
13,391 22,420
3,435 1,340
329
1,851 3,252
1,255 4,593
12,136 17,826
63 2021 2022
( )
17,363 5,220 5,220 61,956 61,956 2,067 82,472
5,191 5,191 5,191
12,136 12,136 12,136
6,944 6,944 6,944
17,363 5,220 5,220 68,901 68,901 2,067 89,417
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1,461 115 1,577 84,049
5,191
12,136
889 847 41 41
889 847 41 6,985
2,350 731 1,618 91,035
64 2022 2023 31
( )

17,363 5,220 5,220 68,901 68,901 2,067 89,417

7,420 7,420 7,420

17,826 17,826 17,826

10,406 10,406 10,406

17,363 5,220 5,220 79,307 79,307 2,067 99,823
2,350 731 1,618 91,035
7,420
17,826
294 242 51 51
294 242 51 10,355
2,056 488 1,567 101,391
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