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€ ) ) )
1.3687 1.3828
27,580,230 37,749,061 38,137,942 99.90
0.9932 0.9931
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( ) | ( ) ( ) ( )
(2016 18 ) 27 27 0.9144 0.9144
(2016 11 18 ) 28 28 0.9295 0.9375
(2017 18 ) 29 30 0.9295 0.9375
(2017 11 20 ) 30 30 0.9031 0.9111
(2018 18 ) 29 29 0.8346 0.8426
(2018 11 19 ) 30 30 0.8154 0.8194
(2019 20 ) 30 30 0.8248 0.8268
(2019 11 18 ) 31 31 0.8310 0.8330
(2020 18 ) 28 28 0.7462 0.7482
10 (2020 11 18 ) 30 30 0.7839 0.7859
11 (2021 18 ) 32 32 0.8210 0.8230
12 (2021 11 18 ) 34 34 0.8514 0.8534
13 (2022 18 ) 34 34 0.8485 0.8505
14 (2022 11 18 ) 37 37 0.8966 0.8986
15 (2023 18 ) 37 37 0.8986 0.9006
2022 34 0.8552
2022 35 0.8697
2022 35 0.8718
2022 37 0.9022
2022 37 0.9005
2022 10 38 0.9312
2022 11 37 0.8960
2022 12 35 0.8550
2023 35 0.8633
2023 36 0.8869
2023 36 0.8694
2023 36 0.8794
2023 38 0.9075
( ) | ( ) ) )
( ) | ( ) ( ) ( )
(2016 18 ) 10 10 1.0114 1.0114
(2016 11 18 ) 10 10 1.0242 1.0272
(2017 18 ) 10 10 1.0420 1.0450
(2017 11 20 ) 10 10 1.0305 1.0335
(2018 18 ) 10 10 0.9904 0.9934
(2018 11 19 ) 10 10 0.9578 0.9598
(2019 20 ) 10 10 0.9789 0.9809
(2019 11 18 ) 10 10 0.9874 0.9894
(2020 18 ) 10 10 0.8927 0.8947
10 (2020 11 18 ) 12 12 0.9642 0.9662
11 (2021 18 ) 12 12 0.9634 0.9654
12 (2021 11 18 ) 12 12 0.9574 0.9594
13 (2022 18 ) 10 10 0.8426 0.8446
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2022 9 0.7934
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2022 12 9 0.8094
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2022 10 0.7988
)
(2015 12 2016 18 ) 0.0000
(2016 19 2016 11 18 ) 0.0240
(2016 11 19 2017 18 ) 0.0480
(2017 19 2017 11 20 ) 0.0480
(2017 11 21 2018 18 ) 0.0480
(2018 19 2018 11 19 ) 0.0240
(2018 11 20 2019 20 ) 0.0120
(2019 21 2019 11 18 ) 0.0120
(2019 11 19 2020 18 ) 0.0120
10 (2020 19 2020 11 18 ) 0.0120
11 (2020 11 19 2021 18 ) 0.0120
12 (2021 19 2021 11 18 ) 0.0120
13 (2021 11 19 2022 18 ) 0.0120
14 (2022 19 2022 11 18 ) 0.0120
15 (2022 11 19 2023 18 ) 0.0120
)
(2015 12 2016 18 ) 0.0000
(2016 19 2016 11 18 ) 0.0090
(2016 11 19 2017 18 ) 0.0180
(2017 19 2017 11 20 ) 0.0180
(2017 11 21 2018 18 ) 0.0180
(2018 19 2018 11 19 ) 0.0120
(2018 11 20 2019 20 ) 0.0120
(2019 21 2019 11 18 ) 0.0120
(2019 11 19 2020 18 ) 0.0120
10 (2020 19 2020 11 18 ) 0.0120
11 (2020 11 19 2021 18 ) 0.0120
12 (2021 19 2021 11 18 ) 0.0120
13 (2021 11 19 2022 18 ) 0.0120
14 (2022 19 2022 11 18 ) 0.0120
15 (2022 11 19 2023 18 ) 0.0120
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100
( ( )
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) ) ) )
30,000,000 10,000,000
544,498 48,916
1,556,203 12,999 149,430
1,598,768 15 171,477
1,961,516 67,155 156,437 289
1,219,859 732 144,945 9,354
636,533 1,174 130,809 103
528,516 5,019 111,748 1,926
526,848 14,020 2,877,164 1,932,586
10 601,442 2,933 2,335,745 1,604,842
11 589,988 19,298 3,873,790 3,706,945
12 595,866 15,292 194,128 206,772
13 579,254 8,011 203,898 1,005,262
14 609,310 92,473 306,597 21,069
15 1,732,596 1,163,917 1,686,819 857,315
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« D

36/132



EDINETOOOO
00000000 O00DbDO000DOoOdnoo(eEcssr9)
Ooooooooooooooooooad

2023F 5A31BIR{E

SR - MEEDER

BEEE - HAELHONE (ER)
<BE~vIBL> <BE vIBY>
14,000 80 14,000 BO
HEEIHIASREN () | i
ad ’ ’ &0 12000 HECHRNEPEN () | P
& 10000 |40 40

(2]
o

L=
(i) S22 B

[
=]

L=
(Bl SR R

FEif
202128

NEALEEN (5
6,000

015128 XNTEIZA 201%F128

20155128 ECI'I?EFEIH NSFI128 20N EF12H

= RS, SicERREERERE 1 A0Sy, ERERSRR0eDTY.
» SEEHERENENE, RemsEeEemRALrsEELEREERALTVET.

| Fuliif s
118308 6nB] 1 | 3% | 5 [ BEE
34%| 30%| 27%| 9.0%|288%|300%| 28.1%
-1.1%| -0.8%| 0.6%| -3.9%| 5.4%] -8.2%| -3.3%

*AMRE R, SHEEFROREEENOMERTY.

(EREm.~

| HOMEY)
202338 |

202318 | 2022828 | 2023%4F | 2023%5H [EGT 1 SMNE] MERRE
20/ 20M 20/ 20/ 20/ 240 | 3,000/
20M 20/ 20/ 20M 240/ 1.830M

MREH (A~ ITEL) (RREH (BE~ vl

)

ANZAT A0 FEY-—F— IH-JFE 99.9% 103.2%
AWARRD TR=T—l - PFFE (EERRE RIS E) 0.1% 0.5%
Frwial -0.0% -3.7%

(2E) B@ExD 7 EONR—=F2xUFOHER
[FH— 7P YEFERESETS [ N20 YAFFTN PIT«F - TUFEIF—
FPu k- ZFVE] OERGE (BEREER) SREELTVET.]

BK—hTaUAE  DAERS
ToRELEY — b5% AE RNE
BEFal—2a>/ EEEEEREE G0 0.8% SN METELTVLEY.
Tt BB+ 70— T 15.2%  sREENHOHRCE IS SELTOET.
RS 15.0% FOEDE. BEIOBLTHREEMESERLTLS
NA - A—IL P BT EREEFORABMONRTETEY. S2F Y FE
; HOERABHTCREUERA. BRIFSEPHICRUETV
oMt 21.4% E,
B A LA 5 FdTiE
RiTHE PR
1 |Uhniform MBS 5.7%
2 (Gatwick Airport Finance 2.2%
3 |Matixis Commercial Mortgage Securities Trust 1.9%
4 |Avis Budget Rental Car Funding AESOP 1.9% ” . *
Fvrwia, FUNT«T, 2P E. BFLEBTLH

- BT, SEOERTEY. BREOAHERERET2H0OTRERBERA.
- BIROMAERE. SEHOM—LA—TTCCHWWEEITEY .

37/132



EDINETOOOO
00000000 O00DbDO000DOoOdnoo(eEcssr9)
Ooooooooooooooooooad

F AN DR

<BE~NYIBL> <BEAvTHY>
d':&:l " " dm'_,‘
205 | oo 20%
- 2.7% 74% a1%
Lo 2996 2.3% @ . 2.8% 10% 46% 36% R
0% | — - — — g ! 0% | . IN == ——
2% L 30 Q4% =] 01% .4:-.1%
0% ~5. 2% : -10% 5.8%
0% | 0% 12.7%
40 -A{0%
14 20155 NG5 JITE 2006E X0 N0E HINE NUaE X003 2014 2015 20165 20175 JOIGE MIGE N00E NS M0 N2E

# TP ARICEANFT=028UERA.

* 7 FOEMIEERE, HESmaRusElea iU TVEY.

* 2015637 7 FORED (201581284 8) oFxRET. 2023FI25AFXKET
DREEERTLTULET.

- FAEMEZ FOERTHEY. AROHARRERITSTOTRSEY EE .
- BROSRRE., EEstOR—LA—UTIRLERETEY.

38/132



EDINETOOOO
00000000 O00DbDO000DOoOdnoo(eEcssr9)
Ooooooooooooooooooad

37

3.85
3.50

39/132



EDINETOOOO
00000000 O00DbDO000DOoOdnoo(eEcssr9)
Ooooodoooddoodoooodd

40/132



EDINETOOOO
O000000000000000000000(E06479)
Ooo0oooodooodboooononod

AURZADTFEybIRIAVRGERSH
BELWSDEY I TIL 03-6447-3100

SR EEBOTFHORD SFHREIRET
m—L~—3 https://www.invesco.com/jp/ja/

41/132



EDINETOOOO
00000000 O00DbDO000DOoOdnoo(eEcssr9)
Ooooooooooooooooooad

¢y

EESOARDE

D7l D
AR
2rFD
FmE] &

2 7 FOHEERREE= 7 7 F ORERE- 7 7 FOR KRR
7 7 FOREERE= 7 77 FOdBrEiR= 7 7 F OSSR

ﬁmmmSwwﬂu|

SRS =

| ﬁﬁmmﬁwwﬂu|

AUNRAT-TRYMIRIAV MRS
BEVLWShEY1 I vIL 03-6447-3100

SRS EOTFHORD SFERERET
ii—L~—3 https://www.invesco.com/jp/ja/

42/132



)

EDINETOOOO
00000000 O00DbDO000DOoOdnoo(eEcssr9)
Ooooooooooooooooooad

®

2015 12 2025 12 18

30

4)

19 18

®)

30

=H A S D FlEEOFRD

MuEriE D
smirznd EiE naAE 03 \
O 2 BRI X TRIELTREL
TIZ, mhT & rd
LEEEE|C .
i L., e e
S MEINE M ; \
B R Fh2 M Ll BB EREBT A
*H N T BF SR EL e & i, FaRcon TR TS o B0 F T

43/132



EDINETOOOO
00000000 O00DbDO000DOoOdnoo(eEcssr9)
Ooooodoooddoodoooodd

16

F X ERRXOEFEFDRN
AR TED \‘x\
Tt i) | ® S natiRfE m3 N IR R
M 2 B X ZazslbemzL

TIo, #h T =i i
L DRI ‘ /

5 L. @@k R

= MIEIE 0

e Fazawas

PEETET R ‘

%

FHN T IEES TR L s s, FERAConTHRETI ARl E T,
*EERReEAG, Jr P TaERECHL T e ATELET,

18

11
14

14

44/132



EDINETOOOO
00000000 O00DbDO000DOoOdnoo(eEcssr9)
Ooooooooooooooooooad

10

45/132



€Y

&)

®

12

2023

59

18

133

193

46/132

EDINETOOOO
00000000 O00DbDO000DOoOdnoo(eEcssr9)
Ooooooooooooooooooad

38

(2022 11 19



EDINETOOOO
00000000 O00DbDO000DOoOdnoo(eEcssr9)
Ooooooooooooooooooad

@
(2022 11 18 ) (2023 18 )
49,685 49,660
37,104,008 37,694,994
51 26
37,153,744 37,744,680
37,153,744 37,744,680
82,618 83,756
52 47
1,059 1,005
28,298 26,837
3,516 3,338
115,543 114,983
115,543 114,983
41,309,480 41,878,159
4,271,279 4,248,462
27,997,714 28,398,161
37,038,201 37,629,697
37,038,201 37,629,697
37,153,744 37,744,680

47/132



EDINETOOOO
00000000 O00DbDO000DOoOdnoo(eEcssr9)
Ooooooooooooooooooad

O
2022 19 2022 11 19
2022 11 18 2023 18
2,651,690 775,162
2,651,690 775,162
6,090 5,949
162,326 158,734
20,172 19,730
188,588 184,413
2,463,102 590,749
2,463,102 590,749
2,463,102 590,749
329 6,045
6,181,614 4,271,279
10,731 137,060
10,731 137,060
69,868 211,395
69,868 211,395
493,301 499,642
4,271,279 4,248,462

48/132



EDINETOOOO
00000000 O00DbDO000DOoOdnoo(eEcssr9)
Ooooooooooooooooooad

€))
( )
D
@)
( )
2022 19 2022 11 19
2022 11 18 2023 18
( )
(2022 11 18 ) (2023 18 )
1. 40,792,643 |1. 41,309,480
609,310 1,732,596
92,473 1,163,917
2. 2.
41,309,480 41,878,159
3 3.
4,271,279 4,248,462

49/132



EDINETOOOO
00000000 O00DbDO000DOoOdnoo(eEcssr9)
Ooooooooooooooooooad

)
2022 19 2022 11 19
2022 11 18 2023 18
(2022 19 2022 20 (2022 11 19 2022 12 19
) )
(423,812 ) (603,767 )
© ) © )
(148,292 ) (132,136 ) (27,991,590
(27,190,031 ) ) 28,727,493 (
27,762,135 ( 6,787.97 ) 6,940.25 ) 82,785 (
81,797 ( 20 ) 20 )
(2022 21 2022 19 (2022 12 20 2023 18
) )
© ) © )
©
© ) )
(219,454 ) (117,392 ) (28,595,123
(27,516,147 ) ) 28,712,515 (
27,735,601 ( 6,767.99 ) 6,920.25 ) 82,980 (
81,961 ( 20 ) 20 )
(2022 20 2022 18 (2023 19 2023 20
) )
© ) © )
© ) © )
(215,148 ) (105,917 )
(27,507,352 ) (28,594,041 )
27,722,500 ( 6,747.98 ) 28,699,958 ( 6,900.26 )
82,165 ( 20 ) 83,185 ( 20 )

50/132




(2022 19 2022 20
)
(519,801 )
© )
(196,511 )
(27,495,008 )
28,211,320 ( 6,854.32 )
82,316 ( 20 )
(2022 21 2022 10 18
)
© )
© )
(174,747 )
(27,997,963 )
28,172,710 ( 6,834.33 )
82,444 ( 20 )
(2022 10 19 2022 11 18
)
© )
0
)
(151,985 ) (27,997,714
) 28,149,699 (
6,814.34 ) 82,618 (

20 )

EDINETOOOO

00000000 O00DbDO000DOoOdnoo(eEcssr9)

(2023 21 2023 20
)
(607,301 )
© )
(92,198 ) (28,590,650
) 29,290,149 (
7,026.00 ) 83,376 (
20 )
(2023 21 2023 18
)
© )
© )
(75,874 )
(29,195,324 )
29,271,198 ( 7,006.01 )
83,560 ( 20 )
(2023 19 2023 18
)
© )
© )
(858,055 )
(28,398,161 )
29,256,216 ( 6,986.02 )
83,756 ( 20 )

Oooooooooooooooooad

51/132



EDINETOOOO
00000000 O00DbDO000DOoOdnoo(eEcssr9)
Ooooooooooooooooooad

)
( RMC
) RMC
RMC IRMC
IRMC
RMC
(2022 11 18 ) (2023 18 )
@ @
(
)
@) @)

52/132



EDINETOOOO
00000000 O00DbDO000DOoOdnoo(eEcssr9)
Oooooooooooooooooad

€)) €))
)
(2022 11 18 ) (2023 18 )
) )
5
808,174 804,188
808,174 804,183
)
(2022 11 18 ) (2023 18 )
)
2022 19 2022 11 19
2022 11 18 2023 18

53/132



EDINETOOOO
00000000 O00DbDO000DOoOdnoo(eEcssr9)
Ooooooooooooooooooad

( )
(2022 11 18 ) (2023 18 )
0.8966 0.8986
( 8,966 ) ( 8,986 )
“)
( )
(2023 18 )
()
50,000 49,660
50,000 49,660
( )
(2023 18 )
()
27,540,728 37,694,994
27,540,728 37,694,994

)

54/132



EDINETOOOO
00000000 O00DbDO000DOoOdnoo(eEcssr9)
Ooooooooooooooooooad

@
(2022 11 18 ) (2023 18 )

49,685 49,660
9,479,343 10,680,805

397,232
24 15
9,926,284 10,730,480
9,926,284 10,730,480
199,119
24,431 26,090
24 27
276 277
7,258 7,334
895 899
32,884 233,746
32,884 233,746
12,215,936 13,045,440
2,322,536 2,548,706
5,389,866 5,354,940
9,893,400 10,496,734
9,893,400 10,496,734
9,926,284 10,730,480

55/132



EDINETOOOO
00000000 O00DbDO000DOoOdnoo(eEcssr9)
Ooooooooooooooooooad

O

2022 19 2022 11 19
2022 11 18 2023 18

766,694 234,297

964,587 98,547

197,893 135,750

1,652 1,645

43,934 43,922

5,394 5,359

50,980 50,926

248,873 84,824

248,873 84,824

248,873 84,824

153 8,598

1,878,217 2,322,536

3,882 161,296

3,882 161,296

54,374 314,468

54,374 314,468

145,107 149,224

2,322,536 2,548,706

56/132



EDINETOOOO
00000000 O00DbDO000DOoOdnoo(eEcssr9)
Ooooooooooooooooooad

€))
( )
1. )
@
2.
( )
2022 19 2022 11 19
2022 11 18 2023 18
( )
(2022 11 18 ) (2023 18 )
1. 11,930,408 |1. 12,215,936
306,597 1,686,819
21,069 857,315
2. 2.
12,215,936 13,045,440
3 3.
2,322,536 2,548,706

57/132



EDINETOOOO
00000000 O00DbDO000DOoOdnoo(eEcssr9)
Ooooooooooooooooooad

)
2022 19 2022 11 19
2022 11 18 2023 18
(2022 19 2022 20 (2022 11 19 2022 12 19
) )
(116,048 ) (159,251 )
© ) © )
(4,393,945 ) (5,151,017 (4,793,088 )
) 9,661,010 ( (5,084,716 )
8,072.38 ) 23,935 ( 10,037,055 ( 8,191.73 )
20 ) 24,505 ( 20 )
(2022 21 2022 19 (2022 12 20 2023 18
) )
© ) © )
©
) © )
(4,406,237 ) (5,261,544 (4,790,606 )
) 9,667,781 ( (5,235,626 )
8,052.40 ) 24,012 ( 10,026,232 ( 8,171.73 )
20 ) 24,538 ( 20 )
(2022 20 2022 18 (2023 19 2023 20
) )
© ) © )
©
© ) )
(4,411,717 ) (4,819,858 ) (5,208,857
(5,260,327 ) ) 10,028,715 (
9,672,044 ( 8,032.41 ) 8,151.74 ) 24,605 (
24,082 ( 20 ) 20 )

58/132




(2022
)

19

(131,818 )

© )
(4,470,750 )
)
8,121.67
20 )

(2022 21

)

© )

)
(4,476,846 )

)
8,101.70

20 )

(2022 10 19
)

© )

2022 20

(5,260,067
9,862,635 (
) 24,287 (

2022 10 18

(0
(5,391,290

9,868,136 (
) 24,360 (

2022 11 18

© )
(4,482,708 )

(5,389,866 )

9,872,574 (

24,431 (

8,081.70 )
20 )

(2023 21 2023 20
)
(162,601 )
© )
(4,852,828 ) (5,192,539
) 10,207,968 (
8,263.61 ) 24,705 (
20 )
(2023 21 2023 18
)
© )
© )
(4,859,481 )
(5,355,033 )
10,214,514 ( 8,243.63 )
24,781 ( 20 )
(2023 19 2023 18
)
© )
[
)
(5,373,176 ) (5,354,940
) 10,728,116 (
8,223.64 ) 26,090 (
20 )

EDINETOOOO
00000000 O00DbDO000DOoOdnoo(eEcssr9)
Oooooooooooooooooad

59/132



EDINETOOOO
00000000 O00DbDO000DOoOdnoo(eEcssr9)
Ooooooooooooooooooad

( RMC
) RMC

RMC IRMC
IRMC
RMC

60/132



EDINETOOOO

00000000 O00DbDO000DOoOdnoo(eEcssr9)
Ooooooooooooooooooad

(2022 11 18 ) (2023 18 )
€Y D
(
)
@ @)
(
)
€)) €))
)
(2022 11 18 ) (2023 18 )
) )
5
204,352 223,183
204,352 223,178

61/132



EDINETOOOO
00000000 O00DbDO000DOoOdnoo(eEcssr9)
Ooooooooooooooooooad

)
(2022 11 18 )
) ) )
9,403,861 9,006,629 397,232
9,403,861 9,006,629 397,232
(2023 18 )
) ) )
10,120,218 10,319,337 199,119
10,120,218 10,319,337 199,119
€H)
( )
)
)
@
€)
)
2022 19 2022 11 19

2022 11 18 2023 18

62/132



EDINETOOOO
00000000 O00DbDO000DOoOdnoo(eEcssr9)
Ooooooooooooooooooad

( )
(2022 11 18 ) (2023 18 )
0.8099 0.8046
( 8,099 ) ( 8,046 )
®
( )
(2023 18 )
()
50,000 49,660
50,000 49,660
( )
(2023 18 )
()
7,803,613 10,680,805
7,803,613 10,680,805
)

63/132



EDINETOOOO

00000000 O00DbDO000DOoOdnoo(eEcssr9)

Ooooooooooooooooooad

( )
(2022 11 18 ) | (2023 18 )
55
837,236 1,342,603
45,745,657 47,031,783
46,582,893 48,374,441
46,582,893 48,374,441
75 41
2 3
18
77 62
77 62
34,748,137 35,344,341
( ) 11,834,679 13,030,038
46,582,816 48,374,379
46,582,816 48,374,379
46,582,893 48,374,441

64/132



EDINETOOOO
00000000 O00DbDO000DOoOdnoo(eEcssr9)
Ooooooooooooooooooad

o’ \/

( 12
133 ) 60
61

2022 19 2022 11 19
2022 11 18 2023 18

65/132



EDINETOOOO
00000000 O00DbDO000DOoOdnoo(eEcssr9)
Ooooooooooooooooooad

(2022 11 18 )

35,815,541
700,633

1,768,037

( )
27,677,166

7,070,971
34,748,137

34,748,137

(2023 18 )

34,748,137
3,088,628

2,492,424

( )
27,540,728

7,803,613
35,344,341

35,344,341

66/132



EDINETOOOO
00000000 O00DbDO000DOoOdnoo(eEcssr9)
Ooooooooooooooooooad

C-QD
( )
(2022 11 18 ) (2023 18 )
€)) D
)
@ (2)
©) €))
)

67/132



EDINETOOOO
00000000 O00DbDO000DOoOdnoo(eEcssr9)
ooooodoooddoodonoodd

(2022 11 18 ) (2023 18 )
) )
1,482,081 258,702
1,482,081 258,702
()
( )
(2022 11 18 ) (2023 18 )
( )
2022 19 2022 11 19
2022 11 18 2023 18
( )
(2022 11 18 ) (2023 18 )
1.3406 1.3687
13,406 ) ( 13,687 )

68/132



EDINETOOOO
00000000 O00DbDO000DOoOdnoo(eEcssr9)
Ooooooooooooooooooad

( )
(2023 18 )
35,738 9.56 341,751.08
C-
QD
35,738 341,751.08
(47,031,783)
47,031,783
(47,031,783)
)1.
2.
3.
4.

100.00 100.00

69/132



EDINETOOOO
00000000 O00DbDO000DOoOdnoo(eEcssr9)
Ooooooooooooooooooad

2022 29

C-QD

2022 28
FINANCIAL STATEMENTS

€Y
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81,363,311

103,066
2,500
933,128
689,601
183,375
401,916
56,765
117,910

83,851,572

80,934
126,610
51,400
60,000
1,648,691
64,402
2,032,037
81,819,535
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18,907
3,779,231

2,643

105,381
4,219

751
3,911,132

452,512
90,506
19,267
24,431
44,950
4,852
16,827
1,029
2,361

656,735

3,254,397
(565,562)
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(1,302,715)
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€)
2022 28
%

Wells Fargo & Co (Preferred) 302 364,441 0.44

364,441 0.44
Australia & New Zealand Banking
Group Ltd FRN 0.669% EUR 100,000 93,755 0.11
05/05/2031
Australia & New Zealand Banking 300.000 982 193 0.35

Group Ltd 4.4% USD 19/05/2026
Australia & New Zealand Banking
Group Ltd/United Kingdom FRN 6.75% 200,000 194,802 0.24
USD Perpetual

Macquarie Group Ltd 2.125% GBP

01/10/2031 100,000 110,233 0.14
National Australia Bank Ltd FRN
1.699% GBP 15/09/2031 100,000 111,600 0.14
SGSP Australia Assets Pty Ltd
3.25% USD 29/07/2026 200,000 183,729 0.22
i 0
T 131,000 115,486 0.14
1,091,798 1.34
0
géﬁég/ggggp AG FRN 2.375% EUR 100, 000 100,684 0.12
0
EQ&égtS;?“p AG FRN 5% EUR 200,000 196,420 0.24
i i 0
g;igi?zéggtrla GmbH 5.75% USD 200,000 186,344 0.23
OMV AG FRN 2.5% EUR Perpetual 100,000 96,025 0.12
I 0
igigggzéggtrla GmbH 2.5% USD 48,000 39,285 0.05
0
BUh 27 0ssne. o fG RO 100,000 116,024 0.14
734,782 0.90
i 0
Sggtgz;gssggzgorrldor CJSC 6.875% 200,000 201,257 0,25
- 0
égge;§§555;8§? InBev SA/NV 2.85% 150,000 173.820 0.91
0
ggslg;ggggNV FRN 0.5% EUR 300,000 289,186 0.36
463,006 0.57
I 0
?;Dggszgg;dlng Ltd 3.45% USD 117,000 88,535 011
I 0
g;?ggizggidlng Ltd 3.95% USD 18,000 15,042 0.02
Athene Holding Ltd 4.125% USD 80,000 74,515 0.09

12/01/2028
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Ltd FRN 3.95% USD Perpetual 250,000 226,319 0.27
gg}gg};oégd 144A 8.25% USD 355,000 328,570 0.40
Valaris Ltd 8.25% USD 30/04/2028 109,000 100,885 0.12

904,482 1.10
SSDSQO;OS;gséi Bolsa Balcao 4.125% 200,000 161,171 0.20
08D 3os00/z026 T e 305,000 261,821 0.32
Bond 4.5 USD 30/05/2020 200,000 176,043 0.22
Bond 4.025% USD 15/01/2038 200,000 181,300 0.22
A o5 USD 14/01/2038 200,000 163,267 0.20

943,602 1.16
Inc 144 4 USD 15/10/2030 79,000 .03 0.08
G;;mggjggjggzgouche—Tard Inc 3.55% 98,000 90,025 011
5233;2/8235827C05 Inc 144A 5.75% 89,000 79.867 0.10
Egﬂignggglth Cos Inc 144A 9% USD 66.000 60,917 0.07
giggg}ggzgovernment Bond 2.25% CAD 150,000 108,532 0.13
gg?gg/géZche 2014 ULC 4.875% USD 200,000 197,027 0 24
Lgh Uso ooroaszos T 23,000 20,154 0.02
o575k USD 157107207 213,000 202,007 0.25
MSBu;ijgziggggcial Corp FRN 4.061% 22.000 20,207 0.03
63754 USD 18/01/3020 77,000 68,491 0.08
71255 USD 15/01/3026 32,000 28,951 0.04

942,181 1.15
éé}?g?goggoup Holding Ltd 4.2% USD 200,000 171,021 0.91
éﬁgﬁcgrﬂg clé.\./?ég/;tﬁgga;g%i}zozs 200,000 180,838 0.22
226k U0 13/08/2020 200,000 83,436 0.10
ggjgilggggniu Dairy Co Ltd 3% USD 200,000 181,012 0.2
30014 05D 8/07/2081 500,000 w0 0.5
3!53&”835”?5381%335w LA PR 1,000,000 877,840 1.07
S35 USD 20/0472032 1,000,000 w275 1.08
CK Hutchison International 20 Ltd 200,000 171,425 0 21

2.5% USD 08/05/2030
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5.125% USD 17/01/2025 200,000 144,204 0.18

Dar Al-Arkan Sukuk Co Ltd 6.875%

USD 21/03/2023 200,000 183,652 0.22

Emaar Sukuk Ltd 3.875% USD

17/09/2029 200,000 181,166 0.22

Lamar Funding Ltd 3.958% USD

07/05/2025 200,000 176,196 0.21

Meituan 3.05% USD 28/10/2030 200,000 147,513 0.18

Mizuho Financial Group Cayman 3

Ltd 4.6% USD 27/03/2024 200,000 185,535 0.23

Neuberger Berman Loan Advisers CLO

31 Ltd 144A FRN 2.204% USD 500,000 443,766 0.54

20/04/2031

OCP CLO 2016-12 Ltd 144A FRN

3.241% USD 18/10/2028 250,000 223,866 0.27

OHA Credit Funding 10 Ltd 144A FRN

3.346% USD 18/01/2036 1,000,000 893,958 1.09

Rutas 2 and 7 Finance Ltd 0% USD

30/09/2036 245,000 160,723 0.20

SAPPHIRE AVIATION FINANCE Il LTD

1447 4.335% USD 15/03/2040 935,134 711,362 0.87

Shimao Group Holdings Ltd 5.2% USD

30/01/2025 200,000 53,663 0.07

Sunac China Holdings Ltd 6.5% USD

26/01/2026 200,000 74,602 0.09

Tencent Holdings Ltd 144A 3.84%

USD 22/04/2051 200,000 161,083 0.20

Tencent Music Entertainment Group

2% USD 03/09/2030 210,000 168,051 0.21

Weibo Corp 3.375% USD 08/07/2030 214,000 176,384 0.22

7,082,350 8.66

Empresa de los Ferrocarriles del

Estado 3.83% USD 14/09/2061 200,000 152,174 0.19

Empresa de Transporte de Pasajeros

Metro SA 4.7% USD 07/05/2050 200,000 184,746 0.23
336,920 0.42

Industrial & Commercial Bank of

China Ltd 4.875% USD 21/09/2025 200,000 191,556 0.24

Industrial & Commercial Bank of

China Ltd FRN 3.58% USD Perpetual 210,000 190,328 0.23
381,884 0.47

Bancolombia SA 3% USD 29/01/2025 200,000 171,991 0.21

Colombia Government International

Bond 3.125% USD 15/04/2031 200,000 149,406 0.18

Ecopetrol SA 4.625% USD 02/11/2031 91,000 73,000 0.09
394,397 0.48

Danske Bank A/S FRN 0.5% EUR

97/08/2025 100,000 08,727 0.12

Danske Bank A/S FRN 7% USD

Perpetual 200,000 187,176 0.23

Orsted A/S FRN 1.75% EUR

09/12/3019 100,000 95,438 0.12
381,341 0.47

Dominican Republic International 150,000 123,557 0.15

Bond 4.875% USD 23/09/2032
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Bond 6% USD 22/02/2033 670,000 596,786 0.73
720,343 0.88
Ecuador Government International
Bond 5% USD 31/07/2030 150,000 117,630 0.14
Egypt Government International
Bond 5.25% USD 06/10/2025 200,000 172,079 0.21
Egypt Government International
Bond 5.875% USD 16/02/2031 370,000 263,536 0.32
435,615 0.53
OP Corporate Bank Plc 0.625% EUR
12/11/2029 200,000 185,621 0.23
Altice France SA/France 144A
5.125% USD 15/07/2029 200,000 162,000 0.20
Altice France SA/France 144A 5.5%
USD 15/10/2029 60,000 49,291 0.06
Arkema SA FRN 2.75% EUR Perpetual 100,000 101,345 0.13
BNP Paribas SA 1.875% GBP
14/12/2027 100,000 114,367 0.14
BPCE SA FRN 1.5% EUR 13/01/2042 200,000 188,820 0.23
Credit Agricole SA FRN 4.75% USD
Perpetual 200,000 167,419 0.20
Electricite de France SA FRN
3.375% EUR Perpetual 200,000 174,350 0.21
Electricite de France SA FRN
2.875% EUR Perpetual 200,000 182,500 0.22
Electricite de France SA FRN 6%
GBP Perpetual 100,000 118,823 0.15
Engie SA FRN 1.625% EUR Perpetual 200,000 196,080 0.24
Iliad Holding SASU 5.125% EUR
15/10/2026 145,000 144,526 0.18
La Poste SA 1% EUR 17/09/2034 100,000 92,841 0.11
Orange SA FRN 5.75% GBP Perpetual 152,000 186,876 0.23
Quatrim SASU 5.875% EUR 15/01/2024 150,000 148,839 0.18
TotalEnergies SE FRN 1.625% EUR
Perpetual 100,000 92,270 0.11
TotalEnergies SE FRN 2% EUR
Perpetual 100,000 89,775 0.11
TotalEnergies SE FRN 3.875% EUR
Perpetual 200,000 201,118 0.25
2,411,240 2.95
Allianz SE FRN 3.375% EUR
Perpetual 300,000 309,484 0.38
Bayer AG FRN 2.375% EUR 12/11/2079 200,000 193,427 0.24
Commerzbank AG FRN 1.375% EUR
29/12/2031 100,000 91,955 0.11
TK Elevator Midco GmbH FRN 4.75%
EUR 15/07/2027 150,000 149,505 0.18
Volkswagen Leasing GmbH 1.625% EUR
15/08/2025 50,000 50,940 0.06
Vonovia SE 1% EUR 16/06/2033 100,000 88,060 0.11
883,371 1.08
1 1 0
CNAC HK Finbridge Co Ltd FRN 3.35% 250.000 225.028 0.28

USD Perpetual
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3.975% USD 09/11/2027 200,000 173,215 0.21
Weichai International Hong Kong
Energy Group Co Ltd FRN 3.75% USD 200,000 180,143 0.22
Perpetual
578,386 0.71
Indian Railway Finance Corp Ltd
3.249% USD 137/02/2030 200,000 172,925 0.21
Indofood CBP Sukses Makmur Tbk PT
3.541% USD 27/04/2032 200,000 168,053 0.21
Pertamina Persero PT 4.15% USD
25 /02,/2060 200,000 158,263 0.19
Pertamina Persero PT 4.175% USD
21/01/2050 200,000 165,666 0.20
Perusahaan Penerbit SBSN Indonesia
111 2.8% USD 23/06/2030 200,000 176,361 0.22
Perusahaan Penerbit SBSN Indonesia
111 4.15% USD 29/03/2027 200,000 189,919 0.23
858,262 1.05
AerCap Ireland Capital DAC /
AerCap Global Aviation Trust 3% 154,000 131,002 0.16
USD 29/10/2028
AerCap Ireland Capital DAC /
AerCap Global Aviation Trust 3.3% 211,000 178,435 0.22
USD 30/01/2032
Beazley Insurance DAC 5.875% USD
04/11/2026 200,000 190,188 0.23
Cloverie Plc for Zurich Insurance
Co Ltd FRN 5.625% USD 24/06/2046 200,000 10,385 0.23
SMBC Aviation Capital Finance DAC
3% USD 15/07/2022 200,000 179,468 0.22
SMBC Aviation Capital Finance DAC
1447 4.125% USD 15/07/2023 222,000 202,819 0.25
1,072,297 1.31
Bank Leumi Le-Israel BM 144A FRN
3.275% USD 29/01/2031 200,000 172,318 0.21
Enel SpA FRN 1.875% EUR Perpetual 120,000 102,630 0.13
Fabric BC SpA FRN 4.125% EUR
30/11/2024 331,034 331,121 0.40
Gamma Bidco SpA 5.125% EUR
15/07/2025 100,000 97,623 0.12
Mediobanca Banca di Credito
Finanziario SpA 1.125% EUR 150,000 149,606 0.18
15/07/2025
680,980 0.83
Mizuho Financial Group Inc 0.214%
EUR 07/10/2025 100,000 96,999 0.12
Mizuho Financial Group Inc 0.693%
EUR 07/10/2030 100,000 90,593 0.11
SoftBank Group Corp 3.125% EUR
19/09/2025 150,000 144,338 0.18
SoftBank Group Corp 4% EUR
20/04/2023 150,000 151,445 0.18
SoftBank Group Corp 4.625% USD 625,000 515,512 0.63

06/07/2028
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Inc 4.436% USD 02/04/2024 200,000 185,467 0.23
1,184,354 1.45

KazMunayGas National Co JSC 3.5%

USD 14/04/2033 200,000 165,325 0.20

KazMunayGas National Co JSC 4.75%

USD 19/04/2027 206,000 190,615 0.23

355,940 0.43

Aroundtown SA FRN 1.625% EUR

Perpetual 100,000 86,070 0.10

Aroundtown SA FRN 3.375% EUR

Perpetual 100,000 97,949 0.12

Camelot Finance SA 144A 4.5% USD

01/11/2026 324,000 289,881 0.35

Cirsa Finance International Sarl

FRN 3.625% EUR 30/09/2025 650,000 630,201 0.77

Consolidated Energy Finance SA

1447 5.625% USD 15/10/2028 150,000 122,719 0.15

CSN Resources SA 5.875% USD

08/04/2032 200,000 172,723 0.21

Grand City Properties SA FRN 2.5%

EUR Perpetual 100,000 08,249 0.12

HeidelbergCement Finance

Luxembourg SA 1.75% EUR 24/04/2028 200,000 202,177 0.25

Medtronic Global Holdings SCA

2.25% EUR 07/03/2039 100,000 102,776 0.13

Mexico Remittances Funding

Fiduciary Estate Management Sarl 940,000 744,846 0.91

4 _875% USD 15/01/2028

Puma International Financing SA 5%

USD 24/01/2026 200,000 176,298 0.22
2,723,889 3.33

Axiata Spvb Labuan Ltd 3.064% USD

19/08/2050 300,000 234,437 0.29

HTA Group Ltd/Mauritius 7% USD

18/12/2025 200,000 181,819 0.22

Alpek SAB de CV 3.25% USD

95/02/2031 400,000 330,614 0.41

Banco Mercantil del Norte SA/Grand

Cayman FRN 5.875% USD Perpetual 200,000 166,080 0.20

Braskem ldesa SAPI 144A 6.99% USD

20/02/2032 200,000 171,441 0.21

Braskem ldesa SAPI 6.99% USD

20/02/2032 513,000 439,747 0.54

Braskem ldesa SAPI 7.45% USD

15/11/2029 200,000 178,691 0.22

Corp Inmobiliaria Vesta SAB de CV

3.625% USD 13/05/2031 200,000 162,593 0.20

Electricidad Firme de Mexico

Holdings SA de CV 4.9% USD 203,000 176,832 0.21

20/11/2026

Mexico City Airport Trust 5.5% USD

31/97/2047 _ 200,000 160,680 0.20

Mexico Government International 200,000 190, 635 0.23

Bond 4.75% USD 27/04/2032
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Trust Fibra Uno 144A 6.39% USD

15/01/2050 200,000 182,553 0.22
2,159,866 2.64
Morocco Government International
Bond 2% EUR 30/09/2030 200,000 176,016 0.22
American Airlines Inc/AAdvantage
Loyalty IP Ltd 144A 5.5% USD 245,000 224,237 0.27
20/04/2026
American Airlines Inc/AAdvantage
Loyalty IP Ltd 144A 5.75% USD 89,000 81,301 0.10
20/04/2029
Ardagh Metal Packaging Finance USA
LLC / Ardagh Metal Packaging
Finance Plc 144A 3.25% USD 500,000 420,915 0.51
01/09/2028
Ardagh Packaging Finance Plc /
Ardagh Holdings USA Inc 144A 5.25% 200,000 180,611 0.22
USD 30/04/2025
Delta Air Lines Inc / SkyMiles IP
Ltd 144A 4.5% USD 20/10/2025 42,000 38,523 0.05
Delta Air Lines Inc / SkyMiles IP
Ltd 144A 4.75% USD 20/10/2028 123,000 114,605 0.14
JBS USA LUX SA / JBS USA Food Co /
JBS USA Finance Inc 3.75% USD 35,000 28,801 0.04
01/12/2031
JBS USA LUX SA / JBS USA Food Co /
JBS USA Finance Inc 144A 3.75% USD 28,000 23,040 0.03
01/12/2031
1,112,033 1.36
ABN AMRO Bank NV FRN 2.875% EUR
18/01/2028 100,000 101,803 0.12
ATF Netherlands BV FRN 3.75% EUR
Perpetual 100,000 101,625 0.12
Holcim Sterling Finance
Netherlands BV 3% GBP 12/05/2032 200,000 235,981 0.29
ING Groep NV FRN 2.5% EUR
15/02/2029 200,000 204,519 0.25
IPD 3 BV FRN 5.5% EUR 01/12/2025 200,000 200,367 0.25
Lukoil International Finance BV
4.75% USD 02/11/2026 200,000 108,332 0.13
Metinvest BV 7.75% USD 17/10/2029 200,000 105,363 0.13
Metinvest BV 8.5% USD 23/04/2026 200,000 107,149 0.13
NN Group NV FRN 4.625% EUR
13/01/2048 200,000 219,200 0.27
Petrobras Global Finance BV 5.5%
USD 10/06/2051 108,000 82,933 0.10
Petrobras Global Finance BV 5.6%
USD 03/01/2031 200,000 178,770 0.22
Prosus NV 2.085% EUR 19/01/2030 100,000 91,060 0.11
Q-Park Holding I BV FRN 2% EUR
01/03/2026 500,000 473,855 0.58
Redexis Gas Finance BV 1.875% EUR
97704/2027 100,000 100,168 0.12
Repsol International Finance BV
FRN 4.247% EUR Perpetual 100,000 99,680 0.12
Sensata Technologies BV 144A 117,000 106,949 0.13

4_875% USD 15/10/2023
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Sigma Finance Netherlands BV

4.875% USD 27/03/2028 200,000 185,200 0.23

Telefonica Europe BV FRN 3.875%

EUR Perpetual 200,000 199,950 0.24

Volkswagen International Finance

NV FRN 2.7% EUR Perpetual 200,000 201,750 0.25

Volkswagen International Finance

NV FRN 3.5% EUR Perpetual 200,000 203,376 0.25

VZ Secured Financing BV 144A 5%

USD 15/01/2032 200,000 172,370 0.21

3,480,400 4.25

DNB Bank ASA FRN 4.875% USD

Perpetual 200,000 179,407 0.22

Oman Government International Bond

5.625% USD 17/01/2028 200,000 183,212 0.22

Oman Government International Bond

6% USD 01/08/2029 200,000 184,528 0.23
367,740 0.45

Global Bank Corp FRN 5.25% USD

16/04/2029 200,000 172,941 0.21

Panama Government International

Bond 3.362% USD 30/06/2031 138,000 117,984 0.15
290,925 0.36

Minsur SA 4.5% USD 28/10/2031 200,000 174,178 0.21

Romanian Government International

Bond 2% EUR 28/01/2032 85,000 68,655 0.08

Romanian Government International

Bond 3.375% EUR 28/01/2050 105,000 82,520 0.10

Romanian Government International

Bond 3.624% EUR 26/05/2030 81,000 78,083 0.10
229,258 0.28

Russian Foreign Bond - Eurobond

5.625% USD 04/04/2042 200,000 131,544 0.16

Saudi Government International

Bond 3.25% USD 22/10/2030 200,000 185,052 0.23

Saudi Government International

Bond 4.5% USD 22/04/2060 200,000 199,599 0.24

Saudi Government International

Bond 5.25% USD 16/01/2050 205,000 221,368 0.27
606,019 0.74

BOC Aviation Ltd 144A FRN 1.345%

USD 26/09/2023 214,000 191,870 0.24

Medco Bell Pte Ltd 6.375% USD

30/01/2027 200,000 172,762 0.21
364,632 0.45

Republic of South Africa
Government International Bond 200,000 175,611 0.21
4.85% USD 30/09/2029

Banco Santander SA 2.5% EUR

18/03/2025 100,000 103,341 0.13
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15/02/2029 200,000 207,291 0.25

CaixaBank SA 1.125% EUR 12/11/2026 200,000 196,658 0.24

EnfraGen Energia Sur SA / EnfraGen

Spain SA / Prime Energia SpA 1,085,000 789,902 0.96

5.375% USD 30/12/2030

Grifols SA 1.625% EUR 15/02/2025 350,000 336,145 0.41

International Consolidated

Airlines Group SA 2.75% EUR 300,000 289,136 0.35

25/03/2025

International Consolidated

Airlines Group SA 3.75% EUR 200,000 191,152 0.24

25/03/2029

Tendam Brands SAU FRN 5.25% EUR

15/09/2024 250,000 248,391 0.30

2,362,016 2.88

Africa Finance Corp 144A 4.375%

USD 17/04/2026 380,000 355,648 0.43

Swedbank AB FRN 5.625% USD

Perpetual 200,000 182,152 0.22

Telefonaktiebolaget LM Ericsson 1%

EUR 26/05/2029 100,000 87,988 0.11

Verisure Holding AB 3.25% EUR

15/02/2027 175,000 164,361 0.20
434,501 0.53

Credit Suisse Group AG FRN 7.5%

USD Perpetual 200,000 183,501 0.22

Bangkok Bank PCL/Hong Kong FRN

3.466% USD 23/09/2036 200,000 167,693 0.20

KOC Holding AS 6.5% USD 11/03/2025 200,000 182,620 0.22

Turkey Government International

Bond 7.625% USD 26/04/2029 200,000 175,948 0.22
358,568 0.44

Ukraine Government International

Bond 7.75% USD 01/09/2026 100,000 44,645 0.05

Abu Dhabi Government International

Bond 1.7% USD 02/03/2031 200,000 167,476 0.20

Barclays Plc 3.25% GBP 17/01/2033 150,000 180,108 0.22

Bellis Acquisition Co Plc 3.25%

GBP 16/02/2026 200,000 218,387 0.26

Boparan Finance Plc 7.625% GBP

30/11/2025 100,000 94,235 0.12

BP Capital Markets Plc FRN 3.625%

EUR Perpetual 100,000 96,394 0.12

BP Capital Markets Plc FRN 3.25%

EUR Perpetual 100,000 99,006 0.12

BP Capital Markets Plc FRN 4.25%

GBP Perpetual 200,000 230,688 0.28

British Telecommunications Plc

144A 4.25% USD 08/11/2049 295,000 251,236 0.31

Direct Line Insurance Group Plc 200,000 211,991 0.26

FRN 4.75% GBP Perpetual
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Gatwick Airport Finance Plc 4.375%

GBP 07/04/2026 650,000 747,373 0.91
Gazprom PJSC via Gaz Finance Plc
FRN 3.897% EUR Perpetual 200,000 100,500 0.12
i 0
Egsgeiaé?lngs Plc FRN 6.25% USD 225.000 204,670 0.25
i 0
Eggrgggpziﬂg?ce 2017 Co Ltd FRN 4% 200,000 179,045 0.2
i 0
Edgygglﬁi?gagg Group Plc FRN 0.5% 100,000 08,777 0.12
i 0
Eagyg§/339gagg Group PIc FRN 1.75% 300,000 303,779 037
1 1 1 H M 0
O e oog ng Sectety FRN 24 300,000 303,748 0.37
Nationwide Building Society 144A
FRN 4.125% USD 18/10/2032 300,000 273,430 0.33
0
Tzﬁggigoggoup Plc FRN 1.043% EUR 100,000 91.890 011
i 0
Tg?og;gggge Plc FRN 5.625% GBP 100,000 123.140 0.15
0
gzygg/ggggs Bondco Plc 2.5% EUR 175.000 162,074 0.20
Ezp;QiEaYentures Ltd 3.8% USD 200,000 164,323 0.20
i 0
252352215923;gnce Corp Plc 3.625% 100, 000 110,837 0.14
Pershing Square Holdings Ltd/Fund
3.25% USD 15/11/2030 800,000 691,443 0.84
irai 0
ggggth;:gln Ltd FRN 3.55% USD 350,000 316,160 0.39
0
aggnggpgzsggggered Plc FRN 3.516% 200,000 177,010 0.2
i i i 0
i;;g;gzgégy Finance Ltd 6% USD 200,000 165,111 0.20
Tesco Corporate Treasury Services
Plc 2.75% GBP 27/04/2030 100,000 117,787 0.14
i 0
gg;ggizgggoBox PIc 0.95% EUR 200,000 192,040 0.24
g338;32888r0up PIc FRN 2.625% EUR 100,000 95.990 0.1
0
g393532888r0up PIc FRN 3% EUR 100,000 91,180 011
0
gzggggggsiroup Plc FRN 4.125% USD 197,000 162,615 0.20
0
gzggggggsiroup PIc FRN 3.25% USD 58.000 48.191 0.06
i 0
wg;gssgggg Plc/The 144A 2.2% USD 200,000 170,834 0.91
i 0
A e oroup Plc 2.375k GBP 200,000 229,993 0.28
6,705,785 8.19
AbbVie Inc 4.25% USD 14/11/2028 157,000 150,538 0.18
American Airlines 2021-1 Class A
Pass Through Trust 2.875% USD 103,000 87,888 0.11
11/07/2034
American Airlines 2021-1 Class B
Pass Through Trust 3.95% USD 335,000 284,211 0.35
11/07/2030
American Builders & Contractors
Supply Co Inc 144A 4% USD 643,000 560,975 0.69

1570172028
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American Tower Corp 3.6% USD
15/01/2028

Apple Inc 2.55% USD 20/08/2060
Ares Capital Corp 3.2% USD
15/11/2031

Asbury Automotive Group Inc 4.5%
USD 0170372028

Asbury Automotive Group Inc 144A
4.625% USD 15/11/2029

AT&T Inc 3.55% USD 15/09/2055
Audacy Capital Corp 144A 6.75% USD
31/03/2029

Aviation Capital Group LLC 3.5%
USD 01/11/2027

Bank of America Corp FRN 2.831%
USD 24/10/2051

Bank of America Corp 5% USD
21/01/2044

Bank of New York Mellon Corp/The
FRN 3.75% USD Perpetual

Bath & Body Works Inc 6.875% USD
01/11/2035

Bausch Health Americas Inc 144A
8.5% USD 31/01/2027

Blackstone Holdings Finance Co LLC
144A 2.55% USD 30/03/2032
Blackstone Private Credit Fund
144A 2.625% USD 15/12/2026
Blackstone Private Credit Fund
144A 4% USD 15/01/2029
Blackstone Secured Lending Fund
2.75% USD 16/09/2026

Blue Owl Finance LLC 144A 3.125%
USD 10/06/2031

Boardwalk Pipelines LP 3.6% USD
01/09/2032

BOC Aviation USA Corp 1.625% USD
29/04/2024

Brighthouse Financial Inc 4.7% USD
22/06/2047

Bristow Group Inc 144A 6.875% USD
01/03/2028

British Airways 2019-1 Class A
Pass Through Trust 144A 3.35% USD
15/06/2029

British Airways 2019-1 Class AA
Pass Through Trust 144A 3.3% USD
15/12/2032

Brunswick Corp/DE 2.4% USD
18/08/2031

Bunge Ltd Finance Corp 1.63% USD
17/08/2025

Carriage Services Inc 144A 4.25%
USD 15/05/2029

CBRE Services Inc 2.5% USD
01/04/2031

CCO Holdings LLC / CCO Holdings
Capital Corp 144A 4.25% USD
15/01/2034

195,000
200,000
250,000

25,000

102,000
489,000
80,000

200,000
166,000
200,000
225,000
84,000
117,000
76,000
224,000
200,000
476,000
98,000
71,000
200,000

113,000

1,446,000
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177,672 0.22
143,688 0.18
199,643 0.24
21,994 0.03
88,176 0.11
387,706 0.47
66,938 0.08
174,545 0.21
127,021 0.16
205,665 0.25
186,961 0.23
82,332 0.10
106,266 0.13
63,630 0.08
184,929 0.23
170,805 0.21
405,637 0.50
78,319 0.10
62,139 0.08
175,300 0.21
98,018 0.12
1,296,852 1.59
60,928 0.07
176,516 0.22
143,455 0.18
112,183 0.14
165,649 0.20
181,439 0.22
42,397 0.05



CCO Holdings LLC / CCO Holdings
Capital Corp 144A 4.5% USD
15/08/2030

Centene Corp 2.5% USD 01/03/2031
Centene Corp 3% USD 15/10/2030
Charter Communications Operating
LLC / Charter Communications
Operating Capital 2.25% USD
15/01/2029

Charter Communications Operating
LLC / Charter Communications
Operating Capital 3.5% USD
01/06/2041

Charter Communications Operating
LLC / Charter Communications
Operating Capital 3.75% USD
15/02/2028

Charter Communications Operating
LLC / Charter Communications
Operating Capital 5.375% USD
01/05/2047

Cheniere Corpus Christi Holdings
LLC 144A 2.742% USD 31/12/2039
Cheniere Corpus Christi Holdings
LLC 7% USD 30/06/2024
CHS/Community Health Systems Inc
144A 8% USD 15/03/2026

Citigroup Inc FRN 2.52% USD
03/11/2032

Citigroup Inc 4.45% USD 29/09/2027
Citigroup Inc FRN 5.95% USD
Perpetual

Citigroup Inc FRN 5.9% USD
Perpetual

Citizens Bank NA/Providence Rl FRN
1.17% USD 29/03/2023

Clarivate Science Holdings Corp
144A 3.875% USD 01/07/2028
Clearway Energy Operating LLC 144A
3.75% USD 15/02/2031

Clearway Energy Operating LLC 144A
4.75% USD 15/03/2028
Cleveland-Cliffs Inc 144A 9.875%
USD 17/10/2025

CNX Midstream Partners LP 144A
4_75% USD 15/04/2030
Colgate-Palmolive Co 0.875% EUR
12/11/2039

Comcast Corp 2.45% USD 15/08/2052
Comcast Corp 3.9% USD 01/03/2038
Comcast Corp 4% USD 01/03/2048
Covanta Holding Corp 144A 4.875%
USD 01/12/2029

Covanta Holding Corp 5% USD
01/09/2030

Crestwood Midstream Partners LP /
Crestwood Midstream Finance Corp
144A 8% USD 01/04/2029

CSC Holdings LLC 144A 5.75% USD
15/01/2030

253,000

81,000
148,000

250,000

169,000

200,000

64,000

79,000
225,000
91,000

93,000
230,000
70,000

300,000
1,000,000
500,000
148,000
118,000
134,000
248,000

100,000

124,000
85,000
105,000

57,000

58,000

278,000

200,000
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217,378 0.27
66,709 0.08
126,479 0.15
206,323 0.25
128,191 0.16
182,550 0.22
59,528 0.07
63,361 0.08
216,839 0.27
84,883 0.10
77,368 0.10
217,369 0.27
63,910 0.08
271,220 0.33
895,585 1.10
420,261 0.51
121,142 0.15
105,073 0.13
133,389 0.16
214,296 0.26
88,968 0.11
87,207 0.11
77,281 0.09
96,038 0.12
48,158 0.06
49,053 0.06
263,560 0.32
158,096 0.19



CTR Partnership LP / CareTrust
Capital Corp 144A 3.875% USD
30/06/2028

Dana Inc 5.375% USD 15/11/2027
Dana Inc 5.625% USD 15/06/2028
Delek Logistics Partners LP /
Delek Logistics Finance Corp 144A
7.125% USD 01/06/2028

Discovery Communications LLC 5.2%
USD 20/09/2047

Diversified Healthcare Trust
4.375% USD 01/03/2031

Diversified Healthcare Trust 4.75%
USD 01/05/2024

Dun & Bradstreet Corp/The 144A 5%
USD 15/12/2029

Encompass Health Corp 4.5% USD
01/02/2028

EnerSys 144A 4.375% USD 15/12/2027
EnPro Industries Inc 5.75% USD
15/10/2026

Enterprise Products Operating LLC
4.8% USD 01/02/2049

Essex Portfolio LP 2.65% USD
01/09/2050

FactSet Research Systems Inc 3.45%
USD 0170372032

Fidelity National Information
Services Inc 1% EUR 03/12/2028
FirstCash Inc 144A 5.625% USD
01/01/2030

Flowserve Corp 2.8% USD 15/01/2032
Ford Motor Co 3.25% USD 12/02/2032
Ford Motor Co 4.75% USD 15/01/2043
Ford Motor Credit Co LLC FRN 1.49%
USD 28/03/2022

Ford Motor Credit Co LLC 4.38%
USD 08/01/2026

Fortress Transportation and
Infrastructure Investors LLC 144A
5.5% USD 01/05/2028

Fox Corp 5.576% USD 25/01/2049

GA Global Funding Trust 144A 2.9%
USD 06/01/2032

Gap Inc/The 144A 3.625% USD
01/10/2029

Gartner Inc 144A 3.625% USD
15/06/2029

Gartner Inc 144A 4.5% USD
01/07/2028

General Electric Co 6.75% USD
15/03/2032

Genesis Energy LP / Genesis Energy
Finance Corp 6.25% USD 15/05/2026
Genesis Energy LP / Genesis Energy
Finance Corp 8% USD 15/01/2027
Genuine Parts Co 1.875% USD
01/11/2030

Genuine Parts Co 2.75% USD
01/02/2032
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88,440 0.11
44,692 0.05
11,025 0.01
158,365 0.19
52,536 0.06
115,878 0.14
62,804 0.08
64,725 0.08
83,000 0.10
39,935 0.05
63,038 0.08
110,910 0.14
28,837 0.04
80,362 0.10
95,851 0.12
67,677 0.08
36,806 0.04
103,807 0.13
79,493 0.10
446,639 0.55
181,036 0.22
31,129 0.04
73,866 0.09
239,625 0.29
126,264 0.15
41,500 0.05
125,823 0.15
331,594 0.41
141,195 0.17
67,501 0.08
194,286 0.24
95,431 0.12



Global Atlantic Fin Co 144A 3.125%
USD 15/06/2031

Global Medical Response Inc 144A
6.5% USD 01/10/2025

Goldman Sachs Group Inc/The FRN
3.814% USD 23/04/2029

Goldman Sachs Group Inc/The 3.125%
GBP 25/07/2029

Gray Television Inc 144A 7% USD
15/05/2027

Great Lakes Dredge & Dock Corp
144A 5.25% USD 01/06/2029

Group 1 Automotive Inc 144A 4% USD
15/08/2028

HCA Inc 3.5% USD 01/09/2030

HCA Inc 5.875% USD 01/02/2029
Hercules Capital Inc 2.625% USD
16/09/2026

Hercules Capital Inc 3.375% USD
20/01/2027

Howard Midstream Energy Partners
LLC 144A 6.75% USD 15/01/2027
Hyundai Capital America 144A 1.8%
USD 15/10/2025

Intercontinental Exchange Inc
2.65% USD 15/09/2040

International Business Machines
Corp 0.65% EUR 11/02/2032

InTown Hotel Portfolio Trust 2018-
STAY 144A FRN 1.842% USD
15/01/2033

iStar Inc 4.75% USD 01/10/2024
iStar Inc 5.5% USD 15/02/2026

Jane Street Group / JSG Finance
Inc 144A 4.5% USD 15/11/2029
JPMorgan Chase & Co FRN 1.506% USD
15/05/2047

JPMorgan Chase & Co FRN 3.65% USD
Perpetual

JPMorgan Chase & Co FRN 3.769% USD
Perpetual

Keurig Dr Pepper Inc 4.597% USD
25/05/2028

Kimco Realty Corp 4.45% USD
01/09/2047

Kinder Morgan Inc 7.8% USD
01/08/2031

Kite Realty Group LP 4% USD
01/10/2026

Kontoor Brands Inc 144A 4.125% USD
15/11/2029

Kraft Heinz Foods Co 4.375% USD
01/06/2046

Kraft Heinz Foods Co 5% USD
04/06/2042

Kraft Heinz Foods Co 5.5% USD
01/06/2050

Lamar Media Corp 3.625% USD
15/01/2031

Lamar Media Corp 4% USD 15/02/2030
LCM Investments Holdings 11 LLC
144A 4.875% USD 01/05/2029
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176,000
40,000

49,000
91,000
76,000
182,000
169,000

300,000

1,000,000

150,000
129,000

649,000
290,000
184,000
95,000
240,000
60,000
150,000
75,000
151,000
45,000
78,000
73,000

97,000
58,000
196,000
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63,444 0.08
520,652 0.64
170,102 0.21
122,112 0.15
169,925 0.21

87,848 0.11
248,994 0.30
155,807 0.19

39,848 0.05

41,432 0.05

77,888 0.10

67,444 0.08
156,406 0.19
131,780 0.16
277,959 0.34
889,331 1.09
135,106 0.17
117,200 0.14
560,786 0.69
222,638 0.27
155,812 0.19

84,824 0.10
232,086 0.28

57,242 0.07
173,879 0.21

69,633 0.08
127,683 0.16

41,060 0.05

76,698 0.09

78,225 0.10

80,882 0.10

49,152 0.06
167,039 0.20



Level 3 Financing Inc 144A 3.75%
USD 15/07/2029

Lithia Motors Inc 144A 3.875% USD
01/06/2029

Lumen Technologies Inc 7.6% USD
15/09/2039

Macy®s Retail Holdings LLC 4.5%
USD 15/12/2034

Macy®s Retail Holdings LLC 144A
5.875% USD 01/04/2029

Microchip Technology Inc 144A
0.983% USD 01/09/2024

Mid-America Apartments LP 1.7% USD
15/02/2031

Midwest Gaming Borrower LLC /
Midwest Gaming Finance Corp 144A
4._.875% USD 01/05/2029

Moody*s Corp 0.95% EUR 25/02/2030
Moody*s Corp 2.55% USD 18/08/2060
Morgan Stanley Capital I Inc FRN
1.591% USD 15/11/2034

Mozart Debt Merger Sub Inc 144A
3.875% USD 01/04/2029

MPLX LP 5.5% USD 15/02/2049
Mueller Water Products Inc 144A 4%
USD 15/06/2029

Natixis Commercial Mortgage
Securities Trust 2018-TECH 144A
FRN 1.441% USD 15/11/2034

Navient Corp 5% USD 15/03/2027
Navient Corp 6.125% USD 25/03/2024
NESCO Holdings 11 Inc 144A 5.5%
USD 15/04/2029

Netflix Inc 6.375% USD 15/05/2029
NFP Corp 144A 4.875% USD
15/08/2028

NGL Energy Operating LLC / NGL
Energy Finance Corp 144A 7.5% USD
01/02/2026

Norfolk Southern Corp 3.4% USD
01/11/2049

OneMain Finance Corp 3.875% USD
15/09/2028

OneMain Finance Corp 4% USD
15/09/2030

Oracle Corp 3.85% USD 01/04/2060
Papa John"s International Inc 144A
3.875% USD 15/09/2029

PetSmart Inc / PetSmart Finance
Corp 144A 4.75% USD 15/02/2028
Prestige Brands Inc 144A 3.75% USD
01/04/2031

Ritchie Bros Holdings Inc 144A
4_75% USD 15/12/2031

Rockies Express Pipeline LLC 144A
4._8% USD 15/05/2030

Rockies Express Pipeline LLC 144A
4.95% USD 15/07/2029

Rockies Express Pipeline LLC 144A
6.875% USD 15/04/2040
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69,000

49,000

100,000

100,000
86,000

500,000

1,280,000

156,000
99,000

1,000,000
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123,646 0.15
87,043 0.11
67,755 0.08
42,525 0.05
80,479 0.10
59,145 0.07
39,317 0.05
86,082 0.11
95,814 0.12
56,261 0.07

442,320 0.54

1,083,042 1.32

156,178 0.19
83,885 0.10

876,165 1.07

119,493 0.15
92,301 0.11

100,045 0.12

125,710 0.15
33,493 0.04

145,467 0.18
63,512 0.08
43,605 0.05

182,117 0.22

157,009 0.19

164,622 0.20

661,598 0.81

121,922 0.15
67,109 0.08
78,597 0.10
25,922 0.03

116,542 0.14



Roller Bearing Co of America Inc
144A 4.375% USD 15/10/2029

Ryan Specialty Group LLC 144A
4.375% USD 01/02/2030

Sabine Pass Liquefaction LLC 4.2%
USD 15/03/2028

Sasol Financing USA LLC 5.5% USD
18/03/2031

SBA Communications Corp 3.875% USD
15/02/2027

SCIL IV LLC /7 SCIL USA Holdings
LLC FRN 4.375% EUR 01/11/2026
Scripps Escrow 11 Inc 144A 3.875%
USD 15/01/2029

Sensata Technologies Inc 144A
3.75% USD 15/02/2031

Service Properties Trust 4.5% USD
15/03/2025

Service Properties Trust 4.95% USD
01/10/2029

Sirius XM Radio Inc 144A 3.125%
USD 01/09/2026

Sirius XM Radio Inc 144A 4% USD
15/07/2028

Sonic Automotive Inc 144A 4.625%
USD 15/11/2029

Sprint Spectrum Co LLC / Sprint
Spectrum Co Il LLC / Sprint
Spectrum Co 111 LLC 144A 4.738%
USD 20/03/2025

Sprint Spectrum Co LLC / Sprint
Spectrum Co Il LLC / Sprint
Spectrum Co 111 LLC 144A 5.152%
USD 20/03/2028

Standard Industries Inc/NJ 144A 5%
USD 15/02/2027

SunCoke Energy Inc 144A 4.875% USD
30/06/2029

SVB Financial Group FRN 4.25% USD
Perpetual

Tallgrass Energy Partners LP /
Tallgrass Energy Finance Corp 144A
6% USD 01/03/2027

Taylor Morrison Communities Inc
144A 5.875% USD 15/06/2027
Terminix Co LLC/The 7.45% USD
15/08/2027

UDR Inc 3% USD 15/08/2031

United Airlines 2016-1 Class B
Pass Through Trust 3.65% USD
07/01/2026

United Airlines 2016-2 Class B
Pass Through Trust 3.65% USD
07/10/2025

United Airlines 2018-1 Class AA
Pass Through Trust 3.5% USD
01/03/2030

United Airlines 2019-1 Class AA
Pass Through Trust 4.15% USD
25/08/2031
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132,518 0.16
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125,584 0.15
259,796 0.32
413,895 0.51
85,409 0.10
518,607 0.63
177,438 0.22
180,034 0.22
129,092 0.16
141,701 0.17
200,114 0.24
44,420 0.05
50,888 0.06
133,683 0.16
186,226 0.23
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United Airlines 2019-2 Class AA

Pass Through Trust 2.7% USD 155,306 133,216 0.16
01/05/2032

United Airlines 2020-1 Class A

Pass Through Trust 5.875% USD 252,895 238,784 0.29
15/04/2029

United Airlines Inc 144A 4.375%

USD 15/04/2026 646,000 575,930 0.70
United Airlines Inc 144A 4.625%

USD 15/04/2029 98,000 85,536 0.10
United States Treasury Note/Bond

1.875% USD 15/11/2051 340,500 275,626 0.34
United States Treasury Note/Bond 145,000 129,491 0.16

2.375% USD 15/02/2042

USA Compression Partners LP / USA
Compression Finance Corp 6.875% 184,000 163,153 0.20
USD 01/09/2027

Valero Energy Corp 4% USD

01/06/2052 41,000 34,154 0.04

Verizon Communications Inc 2.875%

EUR 15/01/2038 100,000 109,420 0.13

Verizon Communications Inc 3% USD

20/11/2060 340,000 245,652 0.30

Verizon Communications Inc 4.5%

USD 10/08/2033 180,000 176,325 0.22

WMG Acquisition Corp 144A 3.875%

USD 15/07/2030 500,000 430,458 0.53
33,259,489 40.65

Uruguay Government International

Bond 4.375% USD 23/01/2031 140,000 137,195 0.17

Uzbek Industrial and Construction

Bank ATB 5.75% USD 02/12/2024 200,000 173,084 0.21

Uzbekneftegaz JSC 4.75% USD

16/11/2028 200,000 159,241 0.20

332,325 0.41

80,783,898 98.74
81,148,339 99.18

Invesco Liquidity Funds plc -

Invesco Euro Liquidity Portfolio 220,253 214,972 0.26

214,972 0.26

81,363,311 99.44
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8,244,099 6,879,592
103,190 85,342
77,823 45,740
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5,089 186,103 2,313 143,073
40,817 58,599
25,012 161
3,972 5,932
212,317 187,339
1,138,121 1,420,240 1,004,224 1,256,257
4,202 3,341
382,848 379,954
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3,223 1,014,710 1,928 929,817
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16,640 9,656
81,889 82,712
12,120 110,649 19,462 111,831
3,345,515 4,401,453
98,976 99,143
1,794,254 1,651,850
338,224 2,231,455 230,603 1,981,597
7,812 12,364
800 1,374
9,941 26,017
95,247 86,587
359,752 338,267
264,228 207,070
12,605 12,524
1,545,554 1,247,619
246,375 235,413
277,752 231,895
1,611,927 1,669,020
6,663,454 6,049,753
118,930 340,520
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42,850
109 51
124,686 124,634
2021 2021 12 31
3,650,140 2,881,144 101,860 2,705,506 9,338,652
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e [ | o
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Invesco Holdings Company Ltd.
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571 78 2,745 12
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