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2023 5 31 )
265,634,198 97.44
- 6,955,926 2.55
) 272,590,124 100.00)
)
( )
(2023 5 31 )
1,396,953,055 98.04
- 27,903,284 1.95
) 1,424,856,339 100.00
)
( )
(2023 5 31 )
() () () () ()
14,391.772 9,537 137,254,329 9,632 138,621,547]50.85)
2 15,373.112 8,217 126,320,861 8,262 127,012,651]46.59
JPY
HEDGED
)
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LOF PLANETALY TRANSACTION - EUR 425,867.714] 1,707.53 727,181,989 1,725.56 734,862,432|51.57
LOF GLOBAL CLIMATE BOND EUR 1 497,403.034 1,323.24 658,187,456 1,331.09 662,090,623(46.47]
)
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(

2023 5 31
1 (2020 5 28 ) 732,513,301 732,513,301 0.9854 0.9854
2 (2021 5 28 ) 357,852,418 357,852,418 1.1220 1.1220,
3 (2022 5 30 ) 310,641,860 310,641,860 1.0365 1.0365]
4 (2023 5 29 ) 270,416,373 270,416,373 0.9313 0.9313
2022 5 311,111,271 — 1.0381 —
6 290,643,794 — 0.9714 —
7 304,244,187 — 1.0104 —
8 295,735,849 — 0.9850 —
9 274,114,574 — 0.9088 —
10 277,662,621 — 0.9176 —
11 288,085,981 — 0.9498 —
12 283,222,829 — 0.9329 —
2023 1 294,862,607 — 0.9673 —
2 285,116,640 — 0.9507, —
3 285,935,918 — 0.9614 —
4 279,828,110 — 0.9418 —
5 272,590,124 — 0.9383 —

)
(

2023 5 31
1 (2020 5 28 ) 1,220,711,309 1,220,711,309 1.0010 1.0010;
2 (2021 5 28 ) 624,595,035 624,595,035 1.1930 1.1930,
3 (2022 5 30 ) 967,982,861 967,982,861 1.2424 1.2424
4 (2023 5 29 ) 1,420,819,372 1,420,819,372 1.2719 1.2719
2022 5 974,316,817 — 1.2505 —
6 982,890,735 — 1.2337 —
7 1,022,959,219 — 1.2747 —
8 1,075,234,764 — 1.2753 —
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9 1,289,617,361 1.2237, —
10 1,346,016,772 1.2627 —
11 1,340,750,714 1.2441 —
12 1,276,158,703 1.1838 —
2023 1 1,328,865,067 1.2191 —
2 1,358,554,196 1.2478 —
3 1,417,566 ,586 1.2477 —
4 1,418,674,033 1.2349 —
5 1,424,856,339 1.2756 —
)
(
2019 5 30 2020 5 28 .0000
2020 5 29 2021 5 28 .0000
2021 5 29 2022 5 30 .0000
2022 5 31 2023 5 29 .0000
(
2019 5 30 2020 5 28 .0000
2020 5 29 2021 5 28 .0000
2021 5 29 2022 5 30 .0000
2022 5 31 2023 5 29 .0000
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( )
2019 5 30 2020 5 28 1.5
2020 5 29 2021 5 28 13.9
2021 5 29 2022 5 30 7.6
2022 5 31 2023 5 29 10.1
)
100
10,000
( )
2019 5 30 2020 5 28 0.1
2020 5 29 2021 5 28 19.2
2021 5 29 2022 5 30 4.1
2022 5 31 2023 5 29 2.4
)
100
10,000
( )
1 2019 5 30 2020 5 28 973,446,893 230,083,740, 743,363,153
2 2020 5 29 2021 5 28 64,178,529 488,603,502 318,938,180
3 2021 5 29 2022 5 30 53,498,914 72,735,281 299,701,813
4 2022 5 31 2023 5 29 21,715,745 31,047,753 290,369,805
)
( )
1 2019 5 30 2020 S5 28 1,676,475,651 457,034,353 1,219,441,298
2 2020 S5 29 2021 5 28 157,837,463 853,710,848 523,567,913
3 2021 5 29 2022 5 30 453,189,602 197,631,770 779,125,745
4 2022 5 31 2023 5 29 511,559, 345 173,591,697 1,117,093,393
)
1
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3 4

2022 5 30 2023 5 29
12,331,770 9,166,352
300,968,534 263,575,190
313,300,304 272,741,542
313,300,304 272,741,542
63,373 -
36,008 31,052
1,890,416 1,630,022
33 25
668,614 664,070
2,658,444 2,325,169
2,658,444 2,325,169
299,701,813 290,369,805
10,940,047 19,953,432
310,641,860 270,416,373
310,641,860 270,416,373
313,300,304 272,741,542
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3 4

2021 5 29 2022 5 31

2022 5 30 2023 5 29
673,911 5,067,058
20,099,144 31,393,345
19,425,233 26,326,287
12,611 12,082
76,232 63,307
4,002,082 3,323,281
1,723,487 1,654,043
5,814,412 5,052,713
25,239,645 31,379,000
25,239,645 31,379,000
25,239,645 31,379,000
559,392 2,275,174
38,914,238 10,940,047
6,732,815 -
6,732,815 -
8,907,969 1,789,653
8,907,969 1,007,090
- 782,563
10,940,047 19,953,432
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5 29 5 28
2022 5 31 2023 5 29
3 4
2022 5 30 2023 5 29
299,701,813 290,369,805
19,953,432
1 1.0365 0.9313
(10,000 ) (10,365 ) 9,313 )
3 4
2021 5 29 2022 5 31
2022 5 30 2023 5 29
A A
B B
c 5,437,220 c 6,912,603
D 24,071,091 D 21,719,841
E=A+B+C+D 29,508,311 E=A+B+C+D 28,632,444
F 299,701,813 F 290,369,805
10,000 G=E/Fx 10,000 984.58 10,000 G=E/Fx 10,000 986.05
10,000 H 10,000 H
I=Fx H/10,000 I=Fx H/10,000
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3 4
2021 5 29 2022 5 31
2022 5 30 2023 5 29
2 4
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3 4
2022 5 30 2023 5 29
1
3 4
2021 5 29 2022 5 31
2022 5 30 2023 5 29
20,966,701 30,593,447,
20,966,701 30,593,447,
4
2021 5 29 5 31
2022 5 30 5 29
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3 4
2021 5 29 2022 5 31
2022 5 30 2023 5 29
318,938,180 299,701,813
53,498,914 21,715,745
72,735,281 31,047,753
@
®
)
15,373.112 126,320,861
JPY HEDGED
14,391.772 137,254,329
JPY HEDGED
29,764.884 263,575,190
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3 4

2022 5 30 2023 5 29
215,647 230,456
37,118,997 42,225,872
936,821,722 1,392,756,112
974,156,366 1,435,212,440
974,156,366 1,435,212,440
40,735 5,811,156
102,137 147,995
5,361,722 7,769,732
101 115
668,810 664,070
6,173,505 14,393,068
6,173,505 14,393,068
779,125,745 1,117,093,393
188,857,116 303,725,979
967,982,861 1,420,819,372
967,982,861 1,420,819,372
974,156,366 1,435,212,440
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3 4
2021 5 29 2022 5 31
2022 5 30 2023 5 29

4,118,652 16,884,250
18,333,995 98,407,795
22,978,997 130,102,645
45,431,644 48,579,100
35,608 56,251

188,843 274,077
9,913,488 14,389,155
1,742,009 1,670,425
11,879,948 16,389,908
33,551,696 32,189,192
33,551,696 32,189,192
33,551,696 32,189,192
5,170,698 1,311,292
101,027,122 188,857,116
98,546,042 126,288,808
98,546,042 126,288,808
39,097,046 42,297,845
39,097,046 42,297,845
188,857,116 303,725,979
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60
61
5 29 5 28
2022 5 31 2023 5 29
3 4
2022 5 30 2023 5 29

779,125,745 1,117,093,393
1 1.2424 1.2719
(10,000 (12,424 ) (12,719 )
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3 4
2021 5 29 2022 5 31
2022 5 30 2023 5 29
A 2,836,607 A 10,281,784
B 25,544,391 B 20,596,116
C 102,667,651 C 200,715,008
D 57,808,467 D 72,133,071
E=A+B+C+D 188,857,116 E=A+B+C+D 303,725,979
F 779,125,745 F 1,117,093,393
10,000 G=E/Fx 10,000 2,423.93 10,000 G=E/Fx 10,000 2,718.87
10,000 H 10,000 H
I=Fx H/10,000 I=Fx H/10,000
2016 1 29
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2021 5 29 2022 5 31
2022 5 30 2023 5 29
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3 4
2022 5 30 2023 5 29
1
3 4
2021 5 29 2022 5 31
2022 5 30 2023 5 29
17,232,692 94,721,391
17,232,692 94,721,391
4
2021 5 29 5 31
2022 5 30 5 29
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3 4
2021 5 29 2022 5 31
2022 5 30 2023 5 29
523,567,913 779,125,745
453,189,602 511,559,345
197,631,770 173,591,697
@
@
LOF GLOBAL CLIMATE BOND EUR I 497,403.034 4,386,746.57
LOF PLANETALY TRANSACTION - EUR 425,867.714 4,846,587.51
923,270.748 9,233,334.08
(1,392,756,112)
1,392,756,112
(1,392,756,112)
1) @)
2) @)
2 98..0% 100. 0%
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2023 5 31
272,618,232
28,108
272,590,124
290,523,150

0.9383
9,383
2023 5 31
1,428,225,784
3,369,445

1,424,856,339
1,117,048,744
1.2756

12,756
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(2023 5 )
)
4 20
)
146 4,000
)
1,408,348
(iv) 5
2022 1 31 10 5,020
2022 3 23 4 20
2023 4 1 4 9,500
)

()
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( )
2023 5 )
(2023 5 )
296 2,021,640
618 1,750,835
77 195,573
991 3,968,048
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€Y

( )

(2022 31 ) (2023 31 )
569,638 801,610
— 2 2,900,000
22,597 47,781
572,712 930,483
6,634 27,192
25,626 2 35,928
1,197,210 4,742,996
12,234 126,185
2,499 12,592
14,734 28,778
1,203 1,261
1,309 61,598
67 67
2,579 62,926
1,051,219 688,191
22,031 22,031
170,818 115,138
11,469 30,247
1,255,540 855,609
1,272,854 947,314
4,170 2,654
4,170 2,654
2,474,235 25,692,964
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( )
(2022 31 ) (2023 31 )

1,926 118,440
384,755 647,383
331,045 446,336

53,709 201,047
105,725 159,134
26,630 22,860
519,036 947,819
519,036 947,819
400,200 400,200
1,350,000 3,352,137
1,350,000 3,352,137
100,050 100,050
240,094 853,521
340,144 953,571
— 63
2,090,344 4,705,845
135,145 39,299
135,145 39,299
1,955,198 4,745,145
2,474,235 5,692,964
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@)
( )
( 2021 ( 2022
2022 31 ) 31 )
2,468,525 3,810,647
10,623 77,528
— 20
2,479,148 3,888,196
1,557,540 1,786,085
7,417 4,516
38,368 129,242
147,361 403,078
24,534 33,949
727 715
21,008 25,129
2,630 8,050
167 54
1,775,222 2,356,872
123,426 268,902
23,837 41,915
99,438 215,025
150 11,961
17,716 33,604
— 15
4,402 2,352
98 1,182
17,336 28,732
10,160 20,989
2,820 5,529
5,219 10,208
12,484 54,710
767 2,298
13,098 18,323
207,532 446,850
496,394 1,084,473
4 21,136
32,400 80,435
175 847
32,579 102,419
69 121
379 1,516
36 —
485 1,638
528,489 1,185,254
— 297,096
326,300 2,562
326,300 299,658
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202,189 885,596
163,769 276,030
100,993 3,861
62,775 272,169
139,413 613,427
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2021 2022 31
400,200 - — — 30,012 2,310,952 2,340,964 2,741,164
50,000 50,000 256,295 256,295 306,295
70,038 70,038 — —
2,396,530 2,396,530 2,396,530
650,000 650,000 650,000 1,300,000
650,000 650,000 650,000 —
650,000

650,000 — —
139,413 139,413 139,413
— —/ 1,350,000 1,350,000 70,038 2,070,858 2,000,820 650,820
400,200 —/ 1,350,000 1,350,000 100,050 240,094 340,144 2,090,344

295,400 295,400 2,445,764

306,295

2,396,530

1,300,000

139,413

160,254 160,254 160,254

160,254 160,254 490,565

135,145 135,145 1,955,198
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2022 2023 31

400,200| 1,350,000| 1,350,000 100,050 240,094 340,144 — 2,090,344
2,002,137| 2,002,137 — 2,002,137
613,427 613,427 613,427
63 63
—| 2,002,137 | 2,002,137 —_ 613,427 613,427 63 2,615,501
400,200| 3,352,137| 3,352,137 100,050 853,521 953,571 63 4,705,845

135,145 135,145 1,955,198

2,002,137

613,427

63

174,445 174,445 174,445

174,445 174,445 2,789,946

39,299 39,299 4,745,145
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27

27

31

2021 17
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