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1,880,600,877 104.53
( ) — 81,579,422 4.53
( ) 1,799,021,455 100.00]
(G
2
- 1,825,478,077 101.47
D
2
) ) ) )
)
1,803,241,804 1.0011 1,805,225, 370 1.0429 1,880,600,877/104.53
(D
( 2
104.53
104.53
)
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)

5,940,800.00] 823,637,858 859,011,164 47.75

5,756,420.00] 859,255,632 905,540,703, 50.34

333,890.00] 58,248,613 60,926,210, 3.39
D
2)

1

1 (2021 12 10 ) 2,415,051,372 2,415,051,372 9,816 9,816

2 (2022 6 10 ) 2,116,427,979 2,116,427,979 8,447 8,447

3 (2022 12 12 ) 1,848,233,480 1,848,233,480 7,967 7,967

4 (2023 6 12 ) 1,808,988,631 1,808,988,631 7,914 7,914

2022 6 2,001,567,995 — 8,002 —

7 2,094,064,903 — 8,345 —

8 1,961,699,155 — 8,207 —

9 1,801,438,598 — 7,704 —

10 1,772,351,080 — 7,602 —

11 1,831,602,888 — 7,883 —

12 1,826,047,762 — 7,887 —

2023 1 1,885,096,420 — 8,133 —

2 1,853,567,154 — 7,997 —

3 1,817,149,929 — 7,882 —

4 1,822,637,526 — 7,929 —

5 1,809,110,253 — 7,894 —

6 1,799,021,455 — 7,864 —
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1
1 2021 7 30 2021 12 10 0
2 2021 12 11 2022 6 10 0
3 2022 6 11 2022 12 12 0
4 2022 12 13 2023 6 12 0
1 2021 7 30 2021 12 10 1.8
2 2021 12 11 2022 6 10 13.9
3 2022 6 11 2022 12 12 5.7
4 2022 12 13 2023 6 12 0.7
(1D ( ) ( )
( ) 100
(2 2
1 2021 7 30 2021 12 10 2,486,941,663 26,702,603 2,460,239, 060
2 2021 12 11 2022 6 10 212,671,492 167,393,085 2,505,517,467
3 2022 6 11 2022 12 12 46,381,442 232,119,742 2,319,779,167,
4 2022 12 13 2023 6 12 22,031,259 55,881,005 2,285,929,421
(1
( 2
315,375,442 16.77
218,276,095 11.61
202,444,557 10.77
186,072,881 9.89
176,242,720 9.37
150,204,433 7.99
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123,674,539 6.58
101,500, 686 5.40
68,993,671 3.67
68,259,696 3.63
61,890,938 3.29
53,826,073 2.86
26,376,036 1.40
24,215,629 1.29
22,817,643 1.21
1,800,171,039 95.73
( ) — 80,389,858 4.27
( ) 1,880,560,897, 100.00]
1
2)
— 32,717,589 1.74
iy
2)
) ) ) )
) )
VW 3.5% PERP 400, 000] 14,940.00] 59,760,029 14,828.65] 59,314,601 3.500[9999/99/99( 3.15
ATFAL 2.5% 400,000 14,832.67] 59,330,685 14,686.64 58,746,562 2.500| 2083/6/29 | 3.12
06/29/83
SSELN 3.125% PERP 400,000 14,422 .84 57,691,371 14,334.39 57,337,591 3.125/9999/99/99| 3.05
\VOD 2.625% 400, 000] 14,253.02] 57,012,115 14,227.70] 56,910,810, 2.625 2080/8/27 | 3.03
08/27/80
EDPPL 1.875% 400,000] 13,986.59 55,946,361 13,892.03] 55,568,121 1.875 2081/8/2 | 2.95
08/02/81
IANZ 0.669% 400,000] 13,702.55] 54,810,215 13,631.92 54,527,709 0.669 2031/5/5 | 2.90
05/05/31
NEE 5.65% 05/01/79 400,000 13,458.55) 53,834,207, 13,484 .07 53,936,280 5.6501 2079/5/1 | 2.87
ORSTED 1.75% 400, 000] 13,515. 05 54,060,204 13,456.51 53,826,073 1.750[9999/99/99( 2.86
12/09/19
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EVKGR 1.375% 400,000 13,311.76) 53,247,051 13,126.29 52,505,196 1.375 2081/9/2 | 2.79
09/02/81
ENBW 1.375% 400,000 12,603.41] 50,413,655 12,589.5]] 50,358,054 1.375 2081/8/31 | 2.68
08/31/81
ORAFP 1.375% PERP 400,000 12,624.67] 50,498,696 12,568.60 50,274,400] 1.375/9999/99/99| 2.67|
TELEFO 2.376% PERP 400, 000] 12,463.11] 49,852,473 12,427.87 49,711,516 2.376/9999/99/99| 2.64]
SHBASS 4.375% PERP 400, 000] 12,462.83] 49,851,332 12,300.34] 49,201,371 4.375/9999/99/99( 2.62
HSBC 4.0% PERP 400,000 12,523.60] 50,094,412, 12,256.56 49,026,244  4.000/9999/99/99| 2.61f
IBESM 1.825% PERP 400,000] 12,266.49 49,065,992 12,229.50] 48,918,031 1.825/9999/99/99( 2.60
ENGIFP 1.875% PERP 400,000 11,958.53] 47,834,122 11,908.46 47,633,844 1.875/9999/99/99| 2.53
TENN 2.374% PERP 300,000 14,788. 15| 44,364,479 14,833.46| 44,500,409 2.37419999/99/99| 2.37|
HYUELE 2.375% 400,000 11,126.96) 44,507,843 11,119.38 44,477,559 2.375 2031/1/19 | 2.37
01/19/31
DB 3.729% 01/14/32 400, 000] 10,957 . 86 43,831,440 10,864.77| 43,459,110 3.729 2032/1/14 | 2.31
[TELIAS 1.375% 300,000 14,097 .74 42,293,236 14,085.50 42,256,500] 1.375 2081/5/11 | 2.25
05/11/81
PRU 5.7% 09/15/48 300,000 14,042 .13 42,126,410 13,973.84 41,921,539 5.700| 2048/9/15 | 2.23
MARUB 1.577% 300,000 12,858. 55| 38,575,662 12,860.15] 38,580,460 1.577| 2026/9/17 | 2.05
09/17/26
SBUX 4.45% 300,000 12,568. 56| 37,705,707 12,690.34] 38,071,028  4.450 2049/8/15 | 2.02
08/15/49
BPCEGP 2.045% 300,000 12,697.55| 38,092,674 12,641.36| 37,924,100 2.0452027/10/19| 2.02
10/19/27
NORBK 2.08% 300,000 11,669.41] 35,008,235 11,627.06| 34,881,206 2.080 2031/9/22 | 1.85|
09/22/31
DUK 3.25% 01/15/82 300,000 10,899.33] 32,697,999 10,837.94 32,513,846 3.2501 2082/1/15 | 1.73
ENELIM 6.375% PERP 200,000 16,075. 20| 32,150,400 15,888.75] 31,777,518 6.3759999/99/99( 1.69
ENELIM 3.5% 200,000 15,108.00] 30,216,018, 15,056.71] 30,113,420 3.500] 2080/5/24 | 1.60
05/24/80
HEIGR 3.75% 200,000 15,155.32] 30,310,641 14,960.18] 29,920,360 3.7501 2032/5/31 | 1.59
05/31/32
INDASS 4.625% 200,000 13,354.70] 26,709,404 13,188.01, 26,376,036 4.625 2033/9/13 | 1.40]
09/13/33

(1

( 2

( 3 9999/99/99

95.73
95.73

28/80



EDINETOOOO
00000000000 DO00D000000O00O(E12444)
ooooodooodooodnoodd

)

207,662.69 32,696,490 32,717,589 1.74

D

2)

29/80



EDINETOOOO
O00000000000000000000000O(E12444)
Ooodooodooodooodnonnd

D ERxE

2T | 202167530
fEREED 1 202386530

8 2 (T - A R D R

12000 —— 2 EFEXTE] 79470
I i _ Il 17.998M

11,000 40
o a] ] R S R R NSRS G A 43g (1 F0O8 0, eI
T - 20215125 0F
o000 : e Il 420 3027% 6 B DP}
: ' MIZEIH 0OF
5,000 | s i 2023561 o0&

s
7,000 ﬂﬁﬂﬁitﬂ B

SHEER 2022F1R 2022F7H 2023F1H SR T GRSl T

G ERTFTASRES O SR MR T MR T ST, REAE. HolirgiEEr Eile
MRS BT,

EETHEREOHR

EuE enfglet ] = QINEEE | EEROOH=
VW 3.5% PERP 57 N 3.500% = (&5 3.3%
SSELN 3.125% PERP THUZ, #HlE 3.125% - (i3 3.3%
VATFAL 2.5% 06/29/83 AliT—ro g - | 2500% | 2083/06/29 3.3%
VOD 2.625% 08/27/80 TFUR & 2.625% | 2080/08/27 3.2%
EDCPPL 1.875% 08/02/81 FILEH L i 1.875% | 2081/08/02 3.1%
ANZ 0.660% 05/05/31 F—ASUF fan | 0.669% | 2031/05/05 3.0%
MEE 5.65% 05/01/79 FAUH #i8 5.650% | 2079/05/01 3.0%
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