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2023

2023 12 31
2024
2024
2023
2023

()
1,189,491 100.10
( ) 1,172 0.10
( ) 1,188,319 100.00

9/123



EDINETOOOO
O00DOo000O000oo00ooOoOooOo(Ece264)
OOoooooooooooooooooood

2023
()
9,899 0.27
3,664,638 99.17
( ) 20,589 0.56
) 3,695,126 100.00
2023
) O ) QO )
880,518 1.3356) 1,176,101f 1.3509 1,189,491} 100. 10}
2023
) ) O O 1o
lJPM INCOME FUND X(MTH) JPY 306.613] 11,445.25 3,509,263 11,952 3,664,638] 99.17
9,953 0.9941] 9,894 0.9946 9,899 0.27
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2023
(2021 12 ) 1 1 1.0302 1.0302
(2021 ) 1 1 1.1034 1.1044
(2022 11 ) 1 1 1.1430 1.1440
(2022 1 ) 2 2 1.2390 1.2410
(2023 10 ) 3 3 1.1926 1.1946
(2023 10 ) 2 2 1.2525 1.2545
2022 3 1.2670
2022 3 1.2726
2022 10 3 1.2966
2022 11 3 1.2389
2022 12 3 1.1864
2023 3 1.1877
2023 3 1.2101
2023 3 1.1843
2023 3 1.2076
2023 3 1.2399
2023 3 1.2848
2023 1 1.2460
2023 1 1.2651
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1,163,141 2,856 1,160,285

586,201 217,768 1,528,718

385,096 358,866 1,554,948

820,429 276,751 2,098,626

3,969,286 2,867,679 3,200,233

2,269,437 3,537,701 1,931,969
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(2023 10 ) (2023 10 )
3,826,099 2,426,205
862,151
3,826,099 3,288,356
3,826,099 3,288,356
6,400 3,863
862,151
101 85
2,709 2,186
328 253
9,538 868,538
9,538 868,538
3,200,233 1,931,969
616,328 487,849
207,521 80,612
3,816,561 2,419,818
3,816,561 2,419,818
3,826,099 3,288,356
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2022 12 ( 2023 11
2023 10 ) 2023 10 )
88,122 206,057
88,122 206,057
548 535
14,895 14,027
1,770 1,628
17,213 16,190
105,335 189,867
105,335 189,867
105,335 189,867
7,516 32,232
501,540 616,328
1,008,800 484,518
1,008,800 484,518
762,614 739,721
762,614 739,721
33,579 30,911
616,328 487,849
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2023 30
2023 10 2023
2023 10
(2023 10 ) (2023 10 )
(2023 10 ) (2023 10 )
2,098,626 3,200,233
3,969,286 2,269,437
2,867,679 3,537,701
3,200,233 1,931,969
1.1926 1.2525
) (11,926 ) (12,525 )
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( 2022 12 ( 2023 11
2023 10 ) 2023 10 )
(2022 12 ( 2023 11
2022 ) 2023 )
13,762 13,016
420,484 814,516
225,635 167,063
659,881 994,595
2,475,184 2,998,038
2,665.98 3,317.48
20.00 20.00
4,950 5,996
(2022 10 ( 2023 10
2022 ) 2023 )
14,703 14,661
123,560
500,876 761,630
204,511 138,014
843,650 914,305
2,659,431 2,722,727
3,172.29 3,358.04
20.00 20.00
5,318 5,445
( 2022 10 ( 2023 10
2022 10 11 ) 2023 10 )
10,439 11,624
605,434 747,854
283,958 118,663
899,831 878,141
2,815,764 2,590,744
3,195.69 3,389.53
20.00 20.00
5,631 5,181
( 2022 10 12 ( 2023 11
2022 11 ) 2023 )
13,300 14,996
650,490 843,766
236,112 117,218
899,902 975,980
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2,785,895 2,847,359
3,230.20 3,427.66
20.00 20.00
5,571 5,694
2022 11 10 ( 2023 10
2022 12 ) 2023 )
13,053 12,985
718,695 714,184
199,628 93,644
931,376 820,813
2,854,571 2,366,056
3,262.75 3,469.11
20.00 20.00
5,709 4,732
2022 12 10 ( 2023 10
2023 10 ) 2023 10 )
13,185 10,477
838,544 593,678
200,736 73,998
1,052,465 678,153
3,200,233 1,931,969
3,288.71 3,510.16
20.00 20.00
6,400 3,863
333 277
1,437 1,351
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(2023 10 ) (2023 10 )
89,700 31,034
89,700 31,034
2023 12
2023 11
2023 10
1,815,207 2,426,205

1,815,207 2,426,205
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(2023 10 ) | (2023 10 )
539,053 1,055,639
9,894 9,910
7,833,259 6,081,966
220,000
35,825 32,762
8,418,031 7,400,277
8,418,031 7,400,277
270,000
383 919,421
19,990 9,657
20,373 1,199,078
20,373 1,199,078
6,697,050 4,639,575
1,700,608 1,561,624
8,397,658 6,201,199
8,397,658 6,201,199
8,418,031 7,400,277

10
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(2023 10 ) | (2023 10 )

4,229,034 6,697,050
7,992,250 2,576,831
5,524,234 4,634,306
3,645,691 2,824,368
3,051,359 1,815,207
6,697,050 4,639,575
6,697,050 4,639,575

1.2539 1.3366

) (12,539 ) (13,366 )

€y
@
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(2023 10 ) (2023 10 )
€)) €Y
@ @
(2023 10 ) (2023 10 )
60 16
328,049 208,998
328,109 209,014
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2023 10

9,953 9,910

1 9,953 9,910

0.2% 0.2%

9,910

JPM INCOME FUND X(MTH) JPY 514.723 6,081,966

1 514.723 6,081,966

98.1% 99.8%

6,081,966

6,091,876
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10 11
(2022 14 ) | (2023 16 )
6,226,798 6,184,361
6,226,798 6,184,361
6,226,798 6,184,361
710 714
2,480 2,510
612 616
3,802 3,840
3,802 3,840
6,223,017 6,223,017
21 42,496
109,324 112,806
6,222,996 6,180,521
6,222,996 6,180,521
6,226,798 6,184,361
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10 11
(2021 15 (2022 15
2022 14 ) 2023 16
14,100 34,901
14,100 34,901
1,408 1,410
4,917 4,950
1,212 1,214
7,537 7,574
21,637 42,475
21,637 42,475
21,637 42,475
21,545 21
71
71
21 42,496
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2023 14 2023 15 29
11 2023 16
10 11
(2022 14 ) (2023 16 )
11 2023 16
30 2019
19
10 11
(2022 14 ) (2023 16 )
6,203,087 6,223,017
19,930
21 42,496
6,223,017 6,223,017
1.0000 0.9932
( ) (10,000 ) (9,932 )
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10 11
2021 15 2022 15
2022 14 ) 2023 16 )
0.049
3,018 3,482
205,138 205,138
106,306 109,324
314,462 317,944
6,223,017 6,223,017
505.32 510.91
1,212 1,214

@
@
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10 11
(2022 14 ) (2023 16 )
(€H) (€H)
) )
10 11
(2022 14 ) (2023 16 )

14,099 34,896
14,099 34,896
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2023 16

6,121,918 6,184,361

6,121,918 6,184,361

33/123



EDINETOOOO
O00DOo000O000oo00ooOoOooOo(Ece264)
OOoooooooooooooooooood

(2022 14 ) | (2023 16 )
2,802,474 2,802,595
3,421,387 3,378,928

2,975 3,031
6,226,836 6,184,554
6,226,836 6,184,554
6,129,342 6,121,918

97,494 62,636
6,226,836 6,184,554
6,226,836 6,184,554
6,226,836 6,184,554
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(2022 14 ) (2023 16 )

2023 16

30 2019
19
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(2022 14 )y | (2023 16 )
6,116,679 6,129,342
19,640
6,977 7,424
6,129,342 6,121,918
6,129,342 6,121,918
6,129,342 6,121,918
1.0159 1.0102
) (10,159 ) (10,102 )

€y
¢)
®
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(2022 14 ) (2023 16 )
@ @
@ @
(2022 14 ) (2023 16 )
21,528 42,459
21,528 42,459
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2023 16

1,800,000 1,802,106

850,000 857,939

400,000 392,712

150,000 167,824

50,000 54,876

100,000 103,471

6 3,350,000 3,378,928
54._6% 100.0%
3,378,928

3,378,928

38/123



EDINETOOOO

O00DOo000O000oo00ooOoOooOo(Ece264)
OOoooooooooooooooooood

JPM INCOME FUND X(MTH) JPY

JHvlnrgfp Funds - [ncome Fund
(1]

EE R
20224F s A30E BT
¥ F oA

o -4
W OWME % — W P4 10,887, 064, 036
= HEE A&/ (# £ (1, 481, 148, 5091
¥ E HEE & — 8 40 408 716 627
TRATE &% ~ o 8 8 — B 4 1,887 617, 806
HeEsBIUO e —h —EiEs BT1, 458, dd
E | ik & -
E # % F ®= 1B & 14, 832, 516
EEAES®H RN 12, 447, 718
T B AT # o3 OH % M & 1,295 220 409
+ lir} B 5 & -
# ] F B 101, 204, ORG
# W ® #f ®» W —
# N O ® B 4 B OW 74, 047
Wit s B — 0 FEE =
@R e ESEH R 20, 010, 204
S aERHEEREMNS 2 716, 815
AT o FRE-STEFEE -
> o 1ty i -3 & 5, 180, 999

BHES W 13, 410, 956, 142
8 =
THERE RS~ va—b s v -Bip 919, 215, 007
| & 1 i} 2, 624
Fr—HF—EmHTs5ES 14, 625, 648
it # ® E *= £ = 48, 220, 216
EFAHEOTE=NH % & & 76, 280, 062
TE AT 2 0 A % B & 2, R4S, TEG, 477
* 1, F B —
# 3 1 L o & Bl 451, 504
Fofs WA B I R R & BN &, T28, 090
FET Ly F e — ¢ @B R0, 270
# o B OO@F O # OB -
EHA S R — I —
FME SR M E EERAE 9, 559, 015
hkEAEEZTHEEEMEE B2, 227, 367
AT P RBH-SEFEME 55, THd, G40
F o @ o HfA 1, 503, 004

& & 4, 440, 041, 871

HAEEEH 0, BRY, 416, 271

Pt G

JPMorgan Funds — [ncome Fund
BLKLUMEETHIAE
20224E6 H30AELHTHE T‘d’éﬂlﬁ?ﬁ

ﬁ B OB £ H B E g. 10, 324, 860, 437
3T mﬂmmgﬂgﬁea T, 077, 491
REAEES RO IRRAE, N2 G624, 448, 316
A0 o FREE S R 19, 737, 227
E # + B 3 W g a7
= H 8 ] 97, 740
r o fit fea) il #* 1, 442
i o & = B0l G0, 309
r i
B OB & & v B M o M BE. B0, 58
;r:f %-—ﬂt’:&ﬁa O 109, B94
S5, THMT. $ERLURERTTER 1, 379, 2145
[ H B, 284, 000
Bahd kU 88 R STTE B GAg, 411
bl @ 4, BO7, (46
FEmYE, WrREIEERs -
BITFITFOMOELAR 0, AAG
AT o PR AREERAR 9286, BAE
-E o o '8 A= 4, 069, W
OB % OB % BN (068, BRE)
= H & " 112, B3¢, 749
#H W o8 R F (A £ ) 458, A, DaQ
E W RS % S () (148, 197, 5%
W Raa ey REE
= 5 .
EMAHENREENN & (HEE) 141, 328, 404
M A RS ¢ STHL R 4 (1R %) (248, 458, 0T6)
AU o FEE B I (EE) 28, 54s, 519
A B E EE MM E (H %) a5 48
Lo o BB oA (M %=
A AT S BT () ik (1. 406, 428, 658
TEATE & o6 32 5050 4 6 (18 ) bY@ (6, 487, 411}
7 n R EHF R W —
%mﬁmmaﬁi Bl aE (19 e R 49, 682, 6Td
EARRENREERFEE ) R (485, 07
AT PR ﬂiﬁmnmm (40, 929, 148)
HEZHEHFTESE (R MER 4, 268, BT
- o TN O
BEESC LS MR YW __(1257 150 455
= # 6,644, 78S, GAO
& # (5,451, 869, 137
BrodMi-lopnEEkm 1, 10 06 qda
* # B ] & 1L 221, 229)
M = B &£ # & E E 00567
;{-mm_lmmin . ERE LR RMER R £ 8T R OR. =

39/123



JPMargan Funds - Income Fund

EDINETOOOO

O00DOo000O000oo00ooOoOooOo(Ece264)
OOoooooooooooooooooood

¥ Aol 2HREE
202246 R WA Wik
S W EL:
aid B a
i AR AESOEE SR EL Wi ey Bl BESOSE REGFY B
Famsmi-tRERE AT AEENHEIRS L UER SRS IRER Ll o -1
s ;"ﬂ“”m ;;;g"" LB S pen  mmmen 4SBT 00
EE&“‘" Bed, Brg. 508 ey 1, 030, 00 Wi @l 0. _M _ﬂ
;rﬂ'mﬁﬁyhﬂ P & e AmO0m  3ELED DN SEET
bl Gorersaent Boad, Tag, § B Eecpetro] 54 48256 0311/ USD LS00OD LIZLES A
e it USD  LBSI000 8,667 OB Fecpetrol SAS.TSHIROS'IME  USD L9600 LT00WI_ BM
3,878 218 [XT]
;"g;“mﬁ;;‘hi Rt 5 e 5,259, 00 4260 DM _—
krgoln Gorermment Fond, Reg, & QRSN
0. 15K 18/11/TW U= LEOOO SR D05 g Govemat Baed P 3 - - -
T i ' :
(osts Raca Gvermaent Basd Reg 5
7 st =7 Ao L 1% et USD  LGE0N0D  15,TB4 &9 DL
i e wp o caom sunew ou eEeEestBRBOS g apm Lmas
_— :’;;;;H":‘“"'M B2 mp 1,000, 800 BeWE LN
F==F0T lnstinme Gartarmicaars ds Elactricilal
in Austri =D TO0TL0 GESLIT AW
Habinhetrialhl Be 5™ oy qamom gmsmn ow e SEMGEG
ﬂﬂ,wm! lnstitute: artarrocsase ds Eladiricidal,
1005 110 LT e 16758 0 {11] 1,400, bOD 1, 48, 789 [
T mARE bl
A= Le—1s —_—
m&;'m Boud Bar. 3T ey LU0 LENTE LI FE o
h [owtai ean b ] ic Goverment Sond,
:ﬂ;u;nfw}r;;:ml. RS e, L M0, btD LU DO gy 5 g za;smln =D L.700, 600 LODLIE i
; [owimi ean B 15 Govirment Bond,
ﬂ;lTrw?;s?th* TS e ELOD RMLE D0 g oy "j’, . USD LLa 00 DATETH Am
Bl and Cay Balling Co. 25X [hel, Do pas B i o atment e,
g, 5 7% 011N =D 0, BLT, BLE 0.0n g, 5 6.48 (/I672H =D 3,400, Don £, 623, b L
::*'sﬁ ;ﬂu‘rj'fucgmm ey smoom smen Dm z“‘;‘:‘aﬁf&m"‘m USD 1470 1%L A3
R T [ 26 68 007 [ ¥
AL 2= =2 T Fa
Tnkia Buergy 1o, Reg, 5 5,478
ur:m;:ﬂ : UsD LB 0m L ELO4 00F fﬂ“tr';';:?;m;m- _— T T
TELOE 00 pod
—————— Tomibr Govarmant Eead, ST, 2,010, 500 o5l 8 LAl
—_— Top 5, FRH 1 3700 ' .
= 4 757 W1 [ X
E:E:x:”‘” Band 3. 01 ey Lanum LU0 0
T am et
;';:W‘“' 5 gen  goor LEERa  AM

40/123



EDINETOOOO
O00DOo000O000oo00ooOoOooOo(Ece264)
OOoooooooooooooooooood

JPMargan Funds - [ncome Fund

1 8 WAL SRR i E)
20224F6 R 30 WYL
EREC ARE
a#s aiha
et e AW ARCEWEE S OEEL R 16 ¥4 i MW ENCETSE BE GEEL RS R
T 1D i AR O s
bl bvenaet B0k Bt S 0 oo gnram pgy  SEBRVINE b RELEN - LASNLRM
7. o5 Wi fas o _TWW L]
FAET WA s e
x= ndmesia dshan dlanim Fersers
- =D 000,000 SABL ML 00
:i;;:pm?thmnt Bond, Rap. 3 HED 7,6, 000 LET B 0oz P B 5 ETREIILGM . _3. N
b L1 AT T b A3E b} (X
PEE
FAETFLE
Wokia OFT 4. 376 LL/0G/202T  USD LELON L8 002 m;‘;ﬂ Bt B 5000 o TILME TMLEE 0
Wordea Bank Mhg, FIN, 14U 6255
Pergetual L [mf“'xm bood Bt 558V op  pasom ames nwg
T T -
—2E8 55, T &0
FTwA
Mltico France SA, LA 5. & TAmTF
UED L0000 LRI 002 -
15/01/ 3028 baCop IeelandCopial CAR e e zommz  am
fltice Prance 54, 1444 5, 155 15 s
s UED AW TS 0 i e O, MR
| 1, 500, 600 Lizned LW
Altice Frince 4 LHAS. 2 oo sE0m annee  n ovad —_——
16/10,/2028 A e ' 4112 0% [X}
::i:'l""“”' L ARE e e mese b P—
x;::::lﬂmh M E LE, 250, 000 L7, @945  DO.IB :g:m!h'] Fiumee LEd, B, 5 5D 4 488, b0 LMe Ml am
— DA OB ey bl el B S e LmE M LTIEME am
WL LAT T ' ' :
A 3 defnE Leviathan fund 1o, Rep, 5, 1844
m;;:‘l“'“ Buad, log 36 ey L0 5@ E  Dog O 135 IO/ R
——mw :‘;‘”:"wh:’u::“" Bep. 5186 e, 3,065,000 3,GEL,M0 094
Laviathan Band 1bL, Reg, 5, 1404
g,_», .1 & 15k Bt 5D LEOLEOD  LABAGE A8
G e U RBOOW SRR DS LSS 812
T‘;Lﬁﬁm;:“"’j' Be i g 590,00 LETAB LN o—RoHO—a
: foory Eosst Covarmmot Bood, B, 5
gh;aﬁm:;mui;u"dl Reg. § =D L, 300, 000 0, 447 0oL 31 Dy =D 13, 113, bop 11, 6E%, 151 [ Wk}
; ooy Cogt G erment Send, Grg. 5
gm I:"el;rf;; Band, Beg. § o LE00 LWIL0E OO g |a;s - m:;"’ USD  ATS0ONOD LRBOTIS0 B4
. Iy Coast Coversaest 3mi, ST,
?m[lmfmt O IETET - BOLON AT D05 g am e suis D A015,WF  LEILEE LM
—TTE T W 0

41/123




JPMorgan Funds - Income Fund

EDINETOOOO

O00DOo000O000oo00ooOoOooOo(Ece264)
OOoooooooooooooooooood

1 3 TG SRR i E)
202246 R 0A B
ERE- W EL:
aid B d
ﬂ'!ﬁ! !:H AR EmEE BE CFF0 (%) 12 ¥ i ﬂ“ Eb-dmsd BE CEFL B
A5 o +% Tl
Jotden Geverraent Band, Reg. & D bia Gowverrasnt Bond, Beg. §
Py UsD SA000 SWEED DM el =D 500,000 45N, TS B0
Jovden Goverraent Band, Reg. 5 LR ()
3 NN UED L0005 @BHE  DOE PR 1% B ...
7, 4, By 010 47w
TG Groap Y, Fog 5, FANG. TS T
- Pepetza] ED 0,300,000 §WEMI 0L
Ve Garurrment Bond, leg. 3 7% WiZ4 Capital BY, Beg. 5 6. T4E%
s LsD 1, 300, 0 LTLUE DR e UED 554, HE 506488 LS
0 Haldeo BY, Le4d T,BT
Rerya Coverowot Bond, B, 5128 §40,000 60445 0.06 LS.ITWEE i * 1000000 LGATEH LB
Metpz Govermment Boad, Reg. 3 6% Teva Phamacaitica] Finapes
oy —— =D L3, &0, D 0, S5, B2 WO ohertands 1T 2 15 0L 206 ] 2300, bon L, BE7, 139 [} )
Teivam Packaging Fosance 3V, 1881
ﬁhﬁ:-ﬂu*?;ﬂML PRS- RILIN SALEE D0 ey USD 13,540,000 1ELB4500 A1
Tri Pacegimg F: LAY
bopsGnematfol, B SE28 ey g amAEe 00 gy pmenr TS AMRWD AW LW
T 005 Liggo Bond Co. BW, M4 6%
—BETR 0B e =D 850, 00D FLEE LN
s e o L Tiggn 2, 1940 2 209K 180,80 USD 1, 400, b0b 1,102 63 [
i b, [T
:'l'“u:‘.fu;’“ Taldiag St WG e, L, 140, 000 WhLES D0 —
i Ll Inteamstinna ] Celludar 54, T2 TT
g 55,09 5NLGS UsD 450,00 37,7 DM grﬁl;lu;.mtm PSR oM  SIeME WM
1604, 06 i e
M geria Governaent fond, Nag- 5y, REIBND  40ILEE 005
Bl ey, [ T T
. [6 peria Goverrasnt Bond, Fag. 5
:;"’E“”" .:"’H gl B3 ey 07, W0 WL DOL 7N I L L L
Db geria Goverrment Bond, Reg. 5
ﬁ? m Ell 1% me II=D 3, 801, bop 2,407 #T LK
PR ';’;‘;’g{;’;;‘ foné, Ba- 5 gy RE00I0D  40ILOE LM
Bnm Mercati| del Morte 34, P, 3, U
1.5 hpetal LD 6,900,000 d454 000 0.00 ?ﬁa;?];;'}t Bond Reg 5 o JmnMe  Linme  Am
Comi zion Federa | de Blectric idad,
Reg. 5 4 617K OH/0L/251 USD LIBON Lk D02 RETSEREmIBR IS oy gemme  LmEs  am
g R ISR g fanom gwnem o AW a5
Pnlosbmicas 598 BUVHE  USD L3140.000  S400460 008 .
Pmlorbuics 639 BVOR  USD LROMO00 ST DD qore t s b
g5
T o 150 3,500,000 R43neM 0.3
Quan Gewernaent Bond, Reg 5
E__]jhm h“ . B, B75H P =D 8,700, bop 9, oaz, s 0.5
pelia Goreraaeat . o Gewerrmest: B, Reg, 56258
Py LSE L8000 6 WLEE 0.0E b o B, Rer, - RUBNN  GEMIM AW
[N .06
—=Soe I Qlewomnt liod, B 5 e RAILIOD  GEMM0 LM

T, 575% 187100300

42/123



EDINETOOOO
O00DOo000O000oo00ooOoOooOo(Ece264)
OOoooooooooooooooooood

JPMorgan Funds - [nceme Fund

158 il AL P (s E)
20224F6 B 0A R
EEE EEL:
Y T
i # T N Ty W REAT IR ) 1 AR N dEE E R FL) BEG

1
o Gororomat B, Beg 56 TH wal  Lmus  ne WTIUD
1 Elafling 01, be S o P
Oom Covorment Bnd, g, SE 8 1, 100, D0 g @ onop 1 VR o o '
el e LM bllng WL B SRR 1. 008, 090 B0 Lot
0 02 WEE 00, - :
Somth & rice Governesns Bond 3
;;,#I:f " T s LEWNM 4BMLED L0
st Corerment i
15K L5040 Ly 1, 100, o mEEE 0L m‘m'm“ Bod 898 ey EIEM0 REMTE LW
Pakistan Gorernment Boad, Teg. 3
2355 e = 1, 0, o 3, L, 50 0.0g Mﬂ
mﬁ“"" bok Bt S8 yer  jppne 1L WEME D1 meley
A1 Condelaria Spain 3, Reg. 5 1.5
ﬁ:ﬂﬁ;%"t Bood Mg 3 e 1,478, 000 & TEEAL D05 pyptem R L7150 Ledhe  Lm
TR g:g”dflm'“ T 5 ENLR e LU0 LMLE0 LM
;:f ﬂ’;‘:rslﬁu:t s [:;'Ff"l’ﬁ’“' o, WAL e F, 228, 0A0 540,73 05
Ay borermment LI . N
e L LI e s tesms o
TR 5T e 1% 15001 ' 5 :
2. Wl EX) .13 [
- - 17543, W4 k17
Ap—
Fuair fmzPaudh, br. 3408\, Lo s L4y gy CHURORE
A/ Arkah Pacsaging Fisence g, WA (o o semmn am
Poru UG Sel, Reg SS.01S6 |0 o gl 0 S0 I0EY ' 448,
28/u3/2050 0, \ Bl : T
e Y I X Y i
Tl ot
—_— m’;f;:;:[’“ O, e gomo0 nERDD LM
Ao Credit Suisse (roep &5, P, 1844
o FR, USD LATERDN LLEM, 1 0L4
Rreands Goverrment Bend, Fag. 3 =D 7, 500, 000 A,197,155  D.OF .29 Pemetual .
5.3 IR Credit Suisse Oroep &5, PR, 1444
IS O eepe UED 30, 00 mEE 0m
1 Aot A ﬁm:} PN, WD LB ey 2,00, 090 LIl e
Senagal Goverment Bond, Feg 3
BI19% N0 L 9, 50, i T BT, 55 0.08 ﬁ?ﬂm Pag- 5, Fi L usD E, ™42, 00 E, 500, 40 .03
Senegal Goverment Bond, Reg 5
T
g v USD 700 LLELEE 0L TI.IMGrumJl W Rep. 5, PRNTE s LuLe an
18, Wb 137 g ip  Perpetud — e
e — E— ] 35
i P == F e b A0E
=& pa
boko Bll Pre Ll Bop 5608 s Ll um o F
e Trinidad Conmration led, Deg. 5 ey LIAM0 R0 DI 0m
bedeo Platsom Snd Pl e, Mo 5 oy 2 500 040 R L 5. 24 sanfanat ' o nmem
E7% 2o v 1 ) 195 m [ X3
T el O

43/123



EDINETOOOO
O00DOo000O000oo00ooOoOooOo(Ece264)
OOoooooooooooooooooood

JPMargan Funds - Income Fund

158 Al Al 2R E GiRE)
2p224F 6 A 30H Bl
BHE- WRE-
G =
B S AE BESESE ME (HEL) WA BRR A AR /GTSE WE CEEL B0
¥ 2 =207 df0E FAUR
Banpue Cantrale o Tusisie Bit¥is, Tne, + ESNLI4/1L7208  USD LTmE LTORAE R
Intersational Send, Rep. 5 5.1 LD SEDNO  3,UL2E D0E Wi D DBIVILAE  USD RGN0 LTIRLOE RO
W0 shib¥ie, [nc. 456 14/0572055  USD T030,000  GBELEM  Am
T U3 ECOM 5. L29% 1S/01/2027  USD LMD 41560 LM
lLehry Trdmakogiss, e, 5958
P opguih =D 4000, B0 §5SEED LM
WPC Wkremergs, Aag. 5 6 MK dwerican Aale § Memfachuring, Ine,
0911/ 2028 U0 RBLOD LAGBME DD oo ene VD L0500 T
Ukreing Govarmoent Bond, Feg. 5 Jmericn dale § Banfacturing, Trc,
Py el mo  mom msas om el D AMOMD  RTEME AM
Urging fovarmeent Bovd, Feg. & darrien dale & bafacuring, Tre,
9. 7% 011/ mE LED 8, 500, 000 2, 426, 585 0.0% RAT 007 sD 1, 790, Do L B0E, 237 [} ]
Ulrginag Govarmmant B, Fep 5
BT 7L//THS UsD 3, 100, 000 B b .01 :';E;;];lmm“ M s nmLen 0
1.0 0 %
—_— ﬁ;ﬁg:’"m" RILE o 0,600,000 BBOR AL L9
TF X E O saerican Tovar Garp., BEIT 1%
mgmmt. P SRR e 1, 50, 0o L6485 oo [S0VEN 1= B 9a0, v alinae b
— TR oy (it Puters LEAGISE e 110, 00k Wi oam
L) B05 e
e eritas Partoars 1P % mp gasm LIEEI 0B
Elbest Grop B ple (hel, Bep. 5 :
L4 BN UsD LMo0m L4850 DL ;E,;;EE};“ B CELEER n W0 LUEMD LW
Phgialloketi lle LR e w165 M6 D7 AesriGes Partners LP 5758
Pargetual T L ' B 1027 =D A79, 000 GELEN LAl
BP Copital Markats ple, AT (), LI0,00 LALIL 003 Ahewse-Busch Cos 1104, 7%
Pergatual ' VS ey UsD A.330,000  5OTSEL 0OE
Efﬂf:{"’;{gﬁ sle, FRN4. 0y £, 778, 0 6, 54,02 006 ATAT, [ne. 4. 7% 1570272038 USD A 430, 00D LA LM
S Skt Fiamse g, 144 B4G Feods, lne. 5206 004405 USD LTG0 LUTLME A
1158 150/ ' R L0000 & BT6 N4 D05 B Feeds, Tnc, 5058 LRORT  USD 1, 130, bom WERIE W
- Bath & Bady Focks, Inc. 5 I5%
imﬁ;ﬁgﬂ;mm e e L5 00 LHLIE DD m/myma =D dE, o i .
- e Fiami Beh § ok, Tre. 1BISUGOE  USD 1,053, 000 pLED R
iSgif i Creriy LEOON LTS BE 0OE vk k Sade forke fne B T
e, Brg. 5 5 3 WER ' L ' m;m‘g ks, Do B9 ey BG05,000 50118  0LOS
Llopls Baking Cragple, FRVL S ey LELIN 3L LM -
Perpetal | T, M CorPairlP5 3SR IS04 TN USD LUM0, 00 LOESAE AW
WAFE Zando sle, Beg. 53,051 Mo (64, b, 505 W00 USD 16830000 150465 16
20,11, 7851 HED BOE 00 ST TR DS e fac 4SE000MS USD &I50,000 4 ZEEOLE 0
WK Maf bogaz Thraine, e, 5 1LE2S Commercial Yetals Do, 4, BTEN
iyt 1) LW00 LES U DL oo ] 38, 10D WM oam
Warfect Group ple, FEN 4 4455 Crestwed Ui lstroan Purtmers 1P\ 471, 00D 1,36L,55 LM
by LD RELOW mLom nee e 1411, 38L, .
Wathost Coupply, AN Fempetial  USD ZS.TILO00 30,005, 2 024 OO Health Corp, 1296 1SAM08  USD RATLIOD  TELTE 0
Tasen pls, 14446, 156 1510/ USD &0, 000 AL4T D00 O Grakh Gorg, ABE VRGNS USD 1450000 B4SLOSE M2
Virpia Media Seeared Simeice gle, Dine, Dne & 3755 18/1L02087  USD 4558000 BMIEN AN
1448 555 1505720 Heb BRSO AW e 565650602 USD LMNE  LELTS LK
B 01 0 UG Daea, Inc. & 358 OLOB/I030  USD 1,000, B0D URET LM

44/123



EDINETOOOO
O00DOo000O000oo00ooOoOooOo(Ece264)
OOoooooooooooooooooood

JPMargan Funds - Income Fund

¥ T ARG AR (i E)
2p224F 6 A 30H Bl
ERE- WREL
G =
] BE ANSESE WE (REL) WA Qe AE  AR/GTSS WE GEL) WA
OUF K dstrvan Oparating LF 14T Fard Matar Cralit (o, LLC 5.1128
vy UsD W3, mn mLEs o D BOD00 4 4FSED 00
Hine Brewtass 193 50030 USD UBDIO,000 O IT B D0 FordeueCedit o LCSIFUEM  USD L0600 LIR&E Al
Hine bremtamsd 533 0N USD fle, 000 EO 45 DL FeqerMdn be SUBAEZ USD Launme  LWLm R
Edigon [nternational 4. 1758 Froeport-UcloRan, [ne. 4. 1E%
e UED MO0 SENTE 006 ERO IS0 101,000 LoeEm am
Elures knissl Heal th, [ne. B.4% Frooprt-dclofean, [ne. 4 03
P UD LSO LELER  Du EEE =D LOIG00 L6ERBE DM
Eabarg forp. 199K 01/06/086  USD 3, 000 B0k D00 Fesertdcbie, I 43N -
Encompess Health Corp, 5. 768 L3330
155/ 7925 Ui LALS 0N LSO 00 g rt-NckiRan, Dnc. 548
U0 T4, W00 nE AW
Encouposs HealthComp 456 o )y (g s g pup SOLES
0L/ 2023 385, \ 385, U Bcspart ol ne. 5454
UsD LIRLWE  LOTEMD R
Encompass Health Cap. 4758\ sesun Lo o 509/BE
I ' TR M Dmais Bnergy 19 SHOLIAZE USD 515,000 5T Am
Encoeass Bealth Corp. 4 B0E iz Enetgy 0 6.0 L5520 USD LasD Wb LMLEE BN
e L B E O isEwrgrPESISONBE USD  LTALWOD QAL 0
gy Traner OF 5258 VAT USD 70, 000 WLHE  DOL Gewsic B 1P LR OVRAIE  TSD LMD L0, LM
gy Tenter LF 08 IUSEMS LIS 0, 100 W65 000 WA, [ne 53798 0L/0Z2035  USD 1816000 LENWS  Am
Elisk NidstreamPartoars 1P 4 & WA, Dnc. 5.075% LS/02/026  USD L4 16RO0D L4 AML A DL
BN Uso LEOOW LSS D0 e pa s asKOL0MEE  USD RIOTWD  RIZZWE 009
SeLink Midstrece Partnes L9 415 WA, [ne. 5658 OL/03/2028 USD  LLWMEBOD  ILTIESK L2
HLAGIES el S0 SELEL DO e ST USD 540000 ZG0EME 036
ErLink Midstrean Partnes L7 4 3% WA, nc. 8 175% (S/0B/028  USD 1400000 LILIE AW
1506205 e BLAS DML el Tee 3 O)0S2080 USD RLODD 505150 IS
sk Widstreem Fartasrs 1P 5. 05 HiL o e Ui Fioarne LA 4. B4
o UED 0,00 ma oo R UsD TN RAMET LW
ED:;;" Priors P 5.5% 1, 545, 000 L&A no EL&;’;W“‘ Dc. B.LE e 4 300, bon 4,507,84  LM
EAT Corp. 3 0B OLANEIET  USD LN N0 LE4EE 00D et demss e SEURAW  USD L300,000  4ZLUD DM
EQT Corp. 5% 15/01/2025  USD 1, 0a, 0 W5 ED D00 Heeset Aeragace, Inc. B 756
Forl oo Crdit G LUC 1968 | smoow  miwg  pop 0U/EE L . Ll L
R0 ' e ’ Homeet Aeragace, Inc, 5 0E%
. UsD 166,000 14 LW
ol oo Crdit G LCASS 0 e e gy VO
B0 ' e U el ) Fiomcing, b SVEOAMSRES  USD 1,557, 000 1,505,517 082
el Motar Credit Ca. 1IC 4 8575 Level 3 Pingncing, Inc. 5 25K
ey D LAESO0 LULER DL o =D LOALOD  LEELME B
i . 3 | T,
%u; Cradic o UCATE T um.:us ;mmi? }J:in;w:; =D a0, LELET LW
Forl oto Cndit G D408 caoom amisw  opg U0 L RAILES LA RN RAT
w0 ' B ' Lumen Techio Jogles, fac. 56258
=D LEEM LSRE&L Al
Farl Motor Cradit e UG4S o0 L2 185, 000 1 mee DL LT
e ' + 158, UL e e beging, Loc. 68156
L I T I t.oe sl
bt ' o T inthluithlell, e A3 o 126, 000 wEsL A
Farl oto Crdic G U412 mon  sanse ooy TOM ' :
(T 48, B Metlife, Tnc. B 4815120056 USD 50, 500 4563 0N
Pt Maber Dok G, ULLEIS o, Lo L0600 ppp O ety ltestionl BME o 250, 000 W0

I B

01,5725

45/123



EDINETOOOO
O00DOo000O000oo00ooOoOooOo(Ece264)
OOoooooooooooooooooood

JPMargan Funds - Income Fund

5 85 frilal 2HOREAE (eE)
2p224F 6 A 30H Bl
ERE- WREL
Lhd o d
B AE AR STSH BE X F WA BEH S AE RRCETSE WE CLEL B0
WM Rezorty Intermatisnz] 5 T35 Service Corg. Interational 156
P ik} 3,353, 000 LU DD e s 454, 000 4262 am
MM Resurts lotermatinnal 4 5385 Servier Gorp. Intematiom] 46288
=D 180, bOD 2 na L
oyt ik} 3,074, 000 LEGE DM 2,180, 44,
NA Fesoris [nternatboral 5 5% Servier [orp. Intematiom] 5, 1268 =D 920, 000 f SLILLL L
prioys HED L. 83, 00 LWL EE D0 e £, 920, 500,
WPLY LF 4. 5% 15/04/2058  USD 4, 030, 00 5,58,40 004 Service Corp Intemation] 1N L 75 00D LA E AM
Ny i1 Corp. 5. TSR IS0/ USD L. 975, 000 LD oo BN ' '
W Ener, Tns. 6628 ISONIDN  USD L6, 0m L@ oo SevieeCorp Intemtienal & &0, 000 qzm wm
WO Baergy, Lac. 5TSRISYLME USD f, 52, 000 BT EE 005 108N
Ni3ar Lgistics 7 L7 VAR USD L, 73, 0m LA, 74 g M Enerer o BO3ISUMNME USD 345, 0 e s L
Wtar Lagistics LEGREL6/0806  USD 1, 424, 000 1 me s oo MEepl. BAEESISIVET USD 2,193, 100 LOEL 1S 0N
Nistar Lagistivs OF S8 B USD 5, 647, 000 5063, 70  D.0G :ﬂmw ;5’ ”é;" T’f3§ = T e
A wrn Energy Co.
:ﬁ:;?t:mtms LF 6. 57 5% LD L0, 00 1, 146, 78 LI mamas 1] 217,000 I (1]
h Soruthmas tarn Energy Co, 7. TR
m:?;; PetrolemCorp B | 2 37, 000 LELEE DO mwimat = 110,000 Uz om
Somheestam Energy Co. & 3573
:L:L:';:E:;: PetrolewmCarp. §.375% LD 3 167, 00 3 2, 5 DO o5/ S ED 1, &35, DO 1,405, 151 LN
Gutheestem Energy Co. 5 53
Decidental Petmlom Corp. 1.5% U 5, 354, 00 GRS DB ISy D 5, 410, b0 5008382 s
L&/t Sruthmes tern Energr Co, 4 TE%
: T
:L:L:I:E;;!.Fltmlu&rp.ﬁ.lm - L a8 i LmeT Lo DA D 1,017, 100 P08 mOL
Epectrem Brande, Inc. 5. 75%
m:ﬁg Petrolemtorp 1.4 0y 5,713, 0 4 m0,4% 0. LEMTSIIE L S0 war
Terga Resourees Partaers L7 4, 5058
: = 37T, 000 3,008,07 LM
ﬁm;&“"“"c‘"’ YRRy sasom ss1s 0op v .
Temet Heal theare Corp, 4, G258
. 13D 93z, BO0 LBGL T 002
ﬁ;&:ﬁ:t“““m B g enom amnew o 60/ L
Tesnecs, [nc. 51158 15112/ 2004 =D a00,00n AR5, 7 oL
Geusdental Peirolom Corp. 196 LW0,0m Lo Es  nop Teneos, Dw. S%0S/07/2026 USD L200,000  LMM4EH LM
L2031 T8 ELywstar 1 Beven, fnc., 1644
[lin Corp, 5 625% IL9E/EIZD  USD L, 531, 000 LB DR 5 mp s U=D 3, 670, 00D 5,065,780 L@
Cndlain Fingnce Corp. 3. 009 |\ 2 400, 000 Lm4m  ppp Tedseud lu S0U0/0E USD 1,212, 00 UBEEA MM
ﬂ%ﬁ! b s Trioph Grogg, e, 1,158 [S0B005  USD 4015000 LU4BI AW
I Fingace LAmg. 3 United Bmtal s Marth Merics, Ire.
15/11/ 708 UED 1, 355, 0m 1, @A, & 0.0¢ 155 14/ A =D 3,847, 00D 5,776,311 (1]
Petske dutonatiwe Growp, Inc 578 lrited Bentals Marth herics, Ine.
LsD £, 45, 0 5 %0, B8 0.0% ) (T
e . O 155N =] 13,305,000 1L6TLEEI W12
POSE Corp. T 0L/0T/2028  USD 3, L5, 000 3068, 158 D03 (dted Bentals Warth Mertcs, Ire.
Fublic Servace Elestric ad G Ca. L 26 1SN0 UsD 250,000 15E, 215 [ 1]
LED 5, 306, 000 3,81, M8 Do O
A R e ] i ted Bemtals Warth derica, Ire, - 2 195, 800 LEST I AM
Bargr Reourees Carp. 55 IS0M08 USD s, 813, 000 5O, ZE 006 LAME IS ' ik
Range Rezources Corp. 4 BT5E (vited States Cellubar Geep. & TH
F . ik} L, 290, 000 LUGLE 0O o =D 1,530, 100 L40L, 188 M
Saml Finmcing A LLCS S p— Lmns o 15 Treasury L azsr.n.jumm USD 208,000,000 18, Z0EE  LE
Lo/ba/ 2L Teriom Commcations, le 46 o 100,00 LTEET LW
Seakts Mirache (G, (el 528 (o LU L np Y ' ' '
15/ 5 14 L felbilt, e, B.3K1S/027208  USD 50, B0D HH LW

46/123



EDINETOOOO
O00DOo000O000oo00ooOoOooOo(Ece264)
OOoooooooooooooooooood

JPMorgan Funds - Income Fund

P F 1WA 2FARFAE (iR E)
202246 R 0A B
ERE- R
aBd B0
[ Lt 3 AR RACETEE R CFEL) BE 0 i AR EhoAmeS BB CEFL B

Yim! Erandy, Toe, 36253 IHONON USD 1,152, 1, Bn, 578 oo #—=2puT
Ym! Erands, T, 4.G153 NONROR  USD 4,339, 00 3, TLD, 375 0.4 Guzems Austrin Gedl, Reg 578 S0

T34 T TH 16/ 2,900, oo 171, 466 LM

R CT
FEC e
AT a—
ldbdallpe B SATR gy amamn LIRED DM e ol L
— T B o WEREL LEE W0 3BLAD W
LEa—r) [ESRCINY LN —Tmiaw @
B 7T
TANTE Bancn do Brasil 34, Reg. 5. FNSD e, LI0WE TEERED LM
Mallinckeedt ple S0 2, 60k R60 000 Ferpebual
B 0m ;ﬁm"‘”ﬁw:‘"« B G4 0EE e 4140000 SATLOSS  aed
TAUH e T USD RGN AMEDM LS
Battalion Dil Corp. UED 15 p nop Ah P ST -
Chesapeake Energy Corp,  USD 3,4 e, 152 0.00 Tabbd B R
Cler Cmel Dibkor Soldigs, ke, USD 3,25 LT 000
EF Energy Corp. UsD §, 1 g oo AEH
rovt 1 Comitations Barent, be.  USD 3, 50 we, sy ooop JOUTTEBCULG MRS TSR 485, 00b UED 455 AL
Gulfport Emergy Corp.  USD wy@s gm0z noy 160470006
ileartMedia, I, ‘A" USD 1, 30 w00 tm:guﬁ ULE, 144 207N o TILW0 GTE LG
M3, Inc. UED 2 WO 000
Dasis Petroleun, Inc.  USD BAR  LLWELI5 DL L:‘I;TJ':: ECULE, L4 43058 e, LUE WD LISEDS LM
SouthersCs. (Thel PreFermes  USD w0 3, mLE0 0.0 Lluulnsu;cu.c. 5455
ROLE QW oo T = 450,000 BUS,L5 o0
eASH A 08 wmarne uus e USD LTI0MD LALLM LM
LIVt :‘;ﬁ?&g"“‘“ e ¥ e LOETED  LiBhsL LM
AU
slmmstim Couhe T, [, 14
hisepecks Eery oo, BWREIE LSO 5,08 W64 000 g i i, =D L0000 BEEL1SL LM
Chisapesks Energy forp. BIWI0E LD 1, 618 BILEE DO g b T, WSS
hisepecke Energy Corp, OWURRIE  USD 1, 67 LIS _ 0O goime VSD 14500 LETHES  BLD
1, 8 451 [EH
LA 002t fealth Gog., Tec., 144G
P TUEET OW s =D 046,000 5045 004
IERma - LRERIZ 2N TSR Beupch malth Cox., Tne., 1445, 751
1 oI, WS,
=SS L UERSMT BT A TR MK S0 G450 RERNE AW
Bassih Health Cog., Jec., 1444 5%
FOROANTE TN Sh A EEEY SR s sUEEEREEES 0oy 1D L 21, W00 LT L
1 & Barseh Bealth Cog., e, WA LTR
F—ZFEUF 106 e =D 9, 981, boD T, 05, 737 L
MG eppucer et 2R Py, L, Bansch Aaalth Cug., Tne., 1446 56
14 L 318 03043 tEn 00w s DS ey s (40 LUILEE BR
ational dugtrals Sank Lbd., FL feusch Health G, Int, MAAE. 255
e UED TN N E I 1 i =D LETE BN BA4ETH MM
TWIT 00 Beshbelth s, o, WATES 150,08 wes al

Ik

47/123



EDINETOOOO
O00DOo000O000oo00ooOoOooOo(Ece264)
OOoooooooooooooooooood

JPMorgan Funds - Income Fund

1 3 TG SRR i E)
202246 R 0A B
ERE- R
aid B d
Wi AE  RBATEE B FL) HA 0 8 i AW ENETSS WE CEFL B0
Bombardier, Ine., 1444 7. 58 Vidantron Ltd,, 1444 5 1755
15/03/2018 ueD 4TL00 4D DB o VS0 0SSO0 OOEEE LD
E‘;&E;; T, AT TR ey LT, 0m LWLLE t:,ﬁ:gg;gm" WRLESE  ygp EREEN LT S R
Claring Glohal LB, 1448 6, 75% LED 2,058, 10 2 185, 1 0 15 115,00 S
L5s/ TS ' i '
Bwrs, loc, PGPSR USD LRSIS 000 13,4 0% Dy o -?l'.rnzd i
Farla Yorld Security Carp., 1k frulm Boldings Fandivg L, 1ML 40, D00 TECE49 0
ppiriavripint LD L, 165, 000 W, 075 0.00 uﬂlm lﬁ,ﬁ‘-m,m ) £, 640, 526, -
; dolon foldings Fanding Lbd., 1441
m r:;]" o b, MUAR pey amste nweme LDy e USD  R0ITOD BIGEM 0
Bakisa C10 Ltd, FIT IR, el
Wul, e, WHSTR e G500 SELI0 0I5 4o 15D LEILIOD  LOTAST RO
Hiacmnio Sweregp Certif sate L,
Ehm-taL be, MASDE o DELUN LUMET DD g s AR =D a56L 457 LEMAI AW
. C3¥ [oowa Venturez, Leg 5 6.758
L Garimenental, Ine,, UG RSO0 SHLEE  Dob  IehUEE s 4000000 LETOLSD LM
i flern Fundig, Serios 030 "
:r. Evinoemtal be, WALE o SE00 LUBNE 005 W :E§oMeI =D 103, 828 W5 L0
N W Find g 11, Seiss WER 0,
- 5D 2, I6E B 00
ﬁﬁm tal, ., MMLTE ey 155, W0 WLED D00 MLEN %
: MR Srle 3NE T, o 6, 0E R I
W“L ) 250, 00 DLES 000 Pﬁ i?ﬁm;lﬁh‘m o ' :
ey .
15D L6 LLRTI LW
anmr O L el i,
Fmggace .
i i UED LI 0 LW LA
Famnits Intwrekioml Corp., 168 o) §, 035, 00 5,436,776 005 LS LAEO
o 9 DU/ Seagite WD Comuan 3135 ey g neenma am
bamnite Tntakivml G, 1440 0 w0 g non 15072029 ' ' '
L e ' ' T Tranmeed Pz LEL, 14406, 128
MEG Erargy Cowp., 14447, 1050 QLIS (=1 4, 886, 790 445,60 005
UsD LTLIN LTS IE 00 .
nLna/ mar Trangocean Fosed don Ltd., 144 o 200, 528 178,528 o
MOPA Cheical Carp., 184016 4 900,00 ELEE LIS B ST 000203 | d
TR o “ T T it L, WEN 106, 850 WhEL  nm
WO Choatlcals Corp., WA ) WE00 LBLER D ' '
LG TS L35, 18 : Tremgocean, [nc., 1444 11, 5%
=D LMLID  LITLEI R
WOTA Chemcals Cormg., D44k 5258 " 00173037
B B L L T TITRY s T — 265,000 AREM LW
UR thamical) Gy, B ST o TR T Eaad I —WoEET W
141/ ' i ' T
Precizion il ing Coss., 484 7. 55K ,
ek ) LTI LESME 00 39 e
mﬁmum Gop, HOLGEH 1,780, 00 LEETE 00 1;.?@“15945“' £ = S0 3, 100, b0n LRI M
Quehecor Wedia, Inc 5.7 ey 180, tan 0. 50 0o Lﬁﬁ (X
16/0L20E ' ' Uy
Tranzcanada Trusk, FEN 5 5%
15/09/2078 Ui RI0.00 R DO e Miblicss e belellin €2, o 1600000 LMEmS oM
¥ideotron Led , Lé44 5. 375K . 5 4100 00/ -
uso i, 100 W7 000 LOEES B

15/D6,/ 2024

48/123




EDINETOOOO
O00DOo000O000oo00ooOoOooOo(Ece264)
OOoooooooooooooooooood

JPMorgan Funds - Income Fund

8 A AT 2HEREE iR E)
202246 R 0A B
ERE- R
aid B d
ﬂ'!‘ﬁ! !:H AR EmEE BE CFF0 (%) 12 ¥ i '!.“ Eb-dmsd BE CEFL B
ey = S
o Finme o5, WA LT yep a0, 000 mwp o el MR e g s am
75, 3 b, 354, 963 [ X5
TS SN
:i?u;;;’;r"““ WAL pen i pgnom amnEE 0L 1‘;;‘;"1;.‘;%“‘““"' W g sooEm om
HLtice France 58, 14445, 110% TR &M
LS/ UsD 30, 100 TLEL 0O — LM AN
Congtellium 5E, 1444 5. BT5E I
UsD L, 018, 000 w40 0.0
/e al Coribem Ernis Lt L e LELWN  LAEL AN
Congtellinm 5E, L444 5. BIGE LED) =0, 00 =8, 150 nop WA W { 1 g
15/ D6/ 20 Boral Caribbeas Crisen Ltk ML 260,008 W A
£l 4 1H h
CorgtelLiom %, g 555K, - coge g I SOUEADS D 100,00 5033 LW
15/ 792 ' ' : — T
Sodigte Generale SN, FRY, 1444 15 R
18lE L] - -
' UsD LN LELIE 0O
;-;mem;lﬂ B 16t AL T A
1ata Gerers le " ]
7,37 /1721 et AN SmEYE L ﬁ:;::l’:"w“ﬂ‘ WA yep azmom moman aw
2 52 b 9.4
e — f;f,;;ya‘;;" LS Ber 5BV 000,000 ZIGLI0 AN
Fe2 Dasa Fissncing Luseshourg Sarl
T 30, 000 MLEE AN
}Eu:r;alam“ MR e sesom amew o s E'EH?}M o 1ael
TEIE O m[;m o dyenii " uED 1385000 L6 WM
FAATYE ﬁmn Sarl, R S5.7% e TEELMED B EMME 006
Herfis Tnbermstinnal F
]ifuu; suem U0 L0, 0w L e mﬂ;’;ﬂm' o BRI e &5ILHT LEELML L
Jay Zepuritieg 4G, 1444 4. 1755 :
eriresin UDmLom g En o i Rk M e g amsms
Smfit Treanery Funding QG
b o uso amn wnnr oo Seeme bR ISR g g sasma am
e e L S TRl Pt ey nol0,00  §TSELE LD
W 11,55 151 ' '
TEIT el ik Tokemtiel Pinaee 3,
Tnites Sanpmads G4, FRY, LHA . p— —_— .- W, 1 S =D T8, oD bif, 155 LM
4,198 0106 T ' ' ' Mesan Regources 54, Reg. 5 5.2715k D 1, 500, 50l 1, 5, 847 il
IntizaSapaolo . PO, MMUASH ) s, 318, b 5,518 ooy OWINET ' '
iy Mialwo o, ubarg SEL 1B, e B4, b0 BLORL A
UnCersdi 5, PR, 144 15028 WL IS - B :
UsD LE000 G EI4E 007
03/ 06/ 2027 Teleom [talia Capital 5K 61158 . o
UniCredit Sph, PR, LA 5. 4558 L1 =D 4 545, 00 3,625 7L 1L
UED 5000000 406508 D4 o
ORI Telecom [talia Capital 54 £%
14 mA R T8 w/is/mas =] 4 M3, 00D 3,238, ™3 [ ]

49/123



EDINETOOOO
O00DOo000O000oo00ooOoOooOo(Ece264)
OOoooooooooooooooooood

JPMargan Funds - Income Fund

1\ AL SRR i E)
20224 6§ 200 Wit
HRE- WRE-
Pt k-] ot 1]
t3:tal 3 AR REEEGE S GRFL) MM 2 st i AR 8 B G FL) B
Telscem Ttalia Cagital 54 1.721% Gamival Fop., W46 O DUBRION  USD LO9,00  L4SL @8 LD
F , 1 ]
M H U LES00 WL M i, MW BOUSAES  USD ROALUD _ 4MRSD LM
Telomst Fismse ‘""""”Wﬁ thtes e 180,00 L4750 002 —JoIBLKE 871
S, 1444 5. 9% 81002628 ' e :
i T M gy smmm amLIE 0 sf:rhi Y :’:I b s
: ; " bgs AL 14, By =D 1100000 L0SE0 LM
fE;’r“k sty T WL ey 11, 351, 000 716 oop AR —rE —
A -
e Al Candelaia Syai L5518
fmarics Movil SAF &6 OV, Feg & — ] e 5] £ D68, 00 o, GO, 38 0
pgeieglytyyie UsD LWL,0M L5476 003 — T
;‘;“"L‘,'m:‘“m- Rep. SEHH oy §706,000 45542 0.05
[FINFEEER
e SRR g gEmow LBLED 002 liedDeiversel s 4G sk s Lmwn Lmal aa
Cemen SR 4o O, Leg. 5, FRNE. 1288 46248 517051030
iy Us0 RSO L6 M 005 Alielleiveralhlie L T
Hlestrieidhd Firme e Bosico huliings 4,625 01106/ 203
R PR FT e % 8, O b LI *'"“? "E"I'“' e, WHED o 11,255,000 10,3014 W10
Fatrolens Mexi A, BTAE
WH;‘{;E;‘ BELCANDS s £, 990, 000 G, J6, 550 0.0 fwprien dirlies, Inc., B4 5,758 =D 0101, 10D 5,070, &0 e
WA ! !
Petrolens b 5.3
s * RELON LEGEE DT ekt Pk Prasce e, WL o 250, 000 BLED LW
Patroleos Mexicanes 6. 3758 LEM Nfefas : )
2070155 Uso % 150, 000 LGS 005 gk ?“'!‘*:“’“" oo W % 730, 00D 4007139 LM
—BEe _$J ;g l:al‘mu!:iﬂt! ple, 141 I o .
o = o =D 000,000 LAOSED AL
: hnalta Coating Svgteg LI, 1edd
:t;a]::t;l:; olding B, 6 o (EOU LELED LT 40 USD L5000 L0GE M4 a0
Elia Hedsrland Bolding Y, 164 Freadeon Gorp. 138 1500/WE  USD &40, Dnn 416071 Ll
G 118 157051208 Us0 AFE00 LALIH DM ClaissGldal [P, WREIS o TELMe  RISEE A
St Mekcalple 7, 1M 2R8 gp 40,000 Y e I I
Tl { ] Clarins Glahal LF, 1444 B, 5% =D 5, 795, 100 5,517, 375 0
Sensata Techolupies BY, 1444 &5 . 1afusman
15/ 3029 UED LR LL@LT DIT g pa a4 5808 G0N USD 800, 00D 45600 LW
P Broadbaod Finco BY, 1644 Enib Dee, 1444 5.% 3007/B05 1D T2, 100 480 0.0
gyt LD OO0 LTS LI s usLunse, (MAGT o - ww am
UPCHolding IV, 1444588 o ranom L5 oo L oMEE ' )
L5/0L/2028 ' o T YemsarPinneaSerl, BAAE o 1E5,00 LALLM
¥Z Secured Financiog BF, 1440 % wims ' T
et UsD Lm9,0m LR G 007 TR
24 5 54 .25
AH¥U=
P s GLabal Fitance ple, 14946, 155
II=D a50, ton 8,601,511 L
Limputo ntavacions] s Toamm, smLom 1o gy DHOYS s
W, Fe. 35 E5 L0461 ! P ' Intrmational Gane Tedmology ple, o 2 300, 100 7902 75 LK
Caminal fiep, WAL OBPBIVIESRY LD LS, 000 3 B4 D04 WA IS ' '

50/123



EDINETOOOO
O00DOo000O000oo00ooOoOooOo(Ece264)
OOoooooooooooooooooood

JPMargan Funds - Income Fund

¥ 8 F (WAL R E iRE)
2p224F 6 A 308 Bl
ERE- WREL
add =
] BE ANSESE WE (REL) WA T AE  AR/GTSE WE GEL) B0
1::"::?‘:;,3;;;““‘ e yep 0, W0 Zon7  nm L.l'l’lm“',ﬁ"’“ Tt BULME o gema uLE A0
Llapls B I, F . ial i :
p;:;ﬂl sl LBLOO R nTES L fﬁ;mﬂl“wz s L0400 4530 0§
Narlin Batertaiments 10d, 16 Aol M versal Baldca LLE, 160K
L1 1510008 UED Lanom  wses oo BN - LTEM LEAME M
Yodafens Group plo 4. 175 ; i
WEaE o Lamow  Laner oo Aismom bl WAE g ggum gmme m
Vodalone Group ple, FRN
04/04/2075 P e % 3, 000, 00 1,6, 135 005 :J#;ﬂllmmm lnc, W84 o0 10,021, 100 LGB L
Yodafooe Broup ple, FRY 3258 y bt
D406/ L USD 43000 3 ELAE DM ﬂ.[‘m'?“ml”l wisww, B, WO g e pawEE 0w
Yedufune Gronp ple, PR 4.120% 1S L3, B0, 00 10, 274, e 01 Alcermative lean Trust, Series D B 14, &3 L
0/ 2881  meME Wl 1L ' ]
TWELE 0% -
—_—— e Mtmatin Lo st S 226, 038 WeEE  nm
HOSRCE W 5.9 25T ' :
TAUE ftemative loan Tnst, Teries
120 Bedheal, [ne., o L3755 - J— e Lol EIE WY 5 Isas =D 332, BAL 205, LK L
1510/ 2029 ' ' " Mtematine Loss Tk, Sere
0 li Trst, B, Siri HAL S 2, 757 R
e Tk Tl e USD 0, W0 FLES 000 EOEIND CHI 6.2 MO : :
ﬂ;aﬁ];é:g:u Ii: juu. i s: dusmakios e Touk, SR e 53, 168 BE5 LM
w:;u u By LED 7, &4, 000 7, 10, b H M—I@ il s.:&_!s..fwms !
h:':;;]thnn[.n., b W T ’;?“?;';rﬁ' waMEN e 150,438 UETE LW
1 b ' ' ' . o
Klbgrmak Trust
‘E"]"“”‘ ’““w“é,;;"““’ UsD 8, 71 BiUZ 000 aiu-m!"’ars zn;:'u?r:‘%s D 16, 8 WU 8
T : ' ' : :
; T Entartaiomnt Beldings, Inc. |
ﬂ;};ﬂs Gorp., WG o ma om0 ELET DAL e I L G L
e Borlint e, o L% 15K MO Mebworks, Lic. 5K L0428 USD i, 0D fraae  aa
itriivianlu i als, o WEL D00 Nk, Tos 4 TR OUEIEE  TSD MO0 LB AW
Al jotch e Boe Wortgige Trst, Y “;‘;L’;;‘;ifw?;" o st e AOBD,IOD  5ORMHS  0OS
Teriss A5 LW 1T UsD LR LmA e pog © D
BAGE H;:ﬂﬂ featacs .
- Bosivbles Tnat, S WIS ¥, USD Lommn L00nme Rl
mgﬂm el 1 425 =] % 365, 0 L 0 g 65 16
A Serurity Corp. (Thel, 1484 4.8055 dngritan Bowes 4 Bt Teugt, Seviep
WA uEn s 00 5 ELTEH  DOS miemm w, WM s USD  IL4A5 3R ZRIB45E AW
divseed traissge Systeny, b, WAL wimE
3 ania = e BOAD DOV on eblog, o, RSy o amem ws
Albertsons Cog,, Doc., 1884 1,55 et ) 1 i
v U LSO L ELEE D05 e sk oresge Tt 1AL, R,
Albeeteons G [ne . 1484 4 25 Sele MED U, WLLOEE  USD 1800000 nE0EeE oM
e L5 WS,00 L4 WO DL s
:m Gos... Lo, Woh 3808 ey LU0 LE64m 002 T;:: '::.;:’;;ﬁ"“"”' W e 365, 000 BLME L8
tlbartsons Cog., [nc., 1684 1.5% Jtero Midgtreaw Partery UF, 1481
v UED RASON  RELER 0o =D LOILUWD  LEMMI NS
dllertsons Oos., Tnc., 14 ASTR e, 1065,00 L6 ns  pop ot MbstresPtes U Lo 497,000 LEELZT A

EUE L

5 I8 1600

51/123



EDINETOOOO
O00DOo000O000oo00ooOoOooOo(Ece264)
OOoooooooooooooooooood

JPMargan Funds - Income Fund

1\ ARG AR (e E)
2p224F 6 A 308 Bl
ERE- WREL
G =
B2 AE BE/SESE ME (R EL) WA HRR A AN /GTSE WE CEEL B
utszo Hidstrean Parmmes L6, 144 suslta Coating Sratems LLG, 144
5 Y33 15007509 ) RMLOM RUNEL DOB pqa e =D THEWD  5MALT0 0
Antern Besorees farp., JLAR5TR B of Aner i Comwnrrial bortgage
150 HED LLON LIS EE D0 AN Seis M W, MM USD 812, 560 BL4E LM
bt B g, 14 B g zmsom LEAEE 00 m?:tﬁ:ﬁmmmu -
rhrnh:;nus farg, WAL —— s LN ;E:m a:;'-s l L 5D 1METE LELIT LM
bmleber’ 1 Punding LLE, Series BB W) 3 IZMS/LLENSY D 930,000 BATAUE LD
WA R, LTI e} 26 SIS, AE0 34, TE0,0I0 025 BANK, FI, Series MITENNS C°
i Pyt e 100,000 LBES 44 L2
hrewerk Sarvicss, [ne., [HA SR T, N, S DOGTINES 07,
s usD LSO LS am TR =D a§00,000  LOBETE BB
Bremerk Services, [ne., 1444 5% B, Serles 20UE-ET T, R4
WORE ] EESO0 SIS DOE oot =D LO0000 BMEIM AW
drihruck Partmers 1F, 1844 5.275% B, Serie L-D6E D, R
i Uso LU0 AW DM USD 103000 TABLEE 00
frumtic oy, 144468 1505/2625 LD LS00 LG G D03 OO Seis B T, Mel
hrconic Carp., WA B.LISE | nEnon T pop L8 LRI =D 6000000 46LR; 0.0
15023028 ' R ' B, Geris DEBL T, 1R
by dstomotrwe Greag, Tnc., 1444 056 D T i Ah
LS 151 ven R e T R T ) - Rz LB e
oy hkcuivs Gy, B 4.8y LES00 4476 Do o . i 0
oL e 14, M, e mrEn T
dstury Atomtine Grog, Tne. 473 D 2 15 0l0 LT DO 1L =D 4 118, 750 LETE M Am
BT ' 35, T TR T LT amnmn  LIBREI ROl
huduey Capiial Carp., LHAE 3 B, 0, A0, erses 2009081
i LD AT U gt o USD 34660000 HLM AM
:‘M'm e, WHARE oy gmnom Lm S 014 o s ¥ om mumewm L am
ik Cagitel G LLC, M4 £58 B, I, T, ek 2R
st ] LI LELIE 0w s USD 109,000,000 BTN AW
:':;l"'l'::.'u:‘f:]‘;fml UL e 1,615, b 1,156 0.0z M"“Em” FRRZET e 8,300,000 5 BOLETE A34
fris Bulget Car Rkl UL, 168 Batk of Amarica Gorp., PN AL 13
S1 A ULE Uso sl s 00 0 D 305,000 WLEE L0
s Bulget Gar Reatal LU, 14 foth 8 ddy Pz, Jsc., 164AD. 3058
iyt LD BUSOW R BB DT UsD 846, DO BEL L LA
:;:if‘g'l};um”“' L T S0, 000 4507 0.05 :";;:‘um“,;];'”“* be, W e siummn s am
iz Budgst Fratl Car Funding AESIP Boupch Bealth eriess, be., 1444
UL Sris®W A, LA USD RT3, @058 027 A% A =D LaTWE  S0ELNT 0ES
il e G hrtgage Tust, AT, B
dxis Bulgst Brntel Car i AESEP 1418 14189 e L L
UG Sris0FW T, 144 USD L0000 L 70,736 D02 RN Mertgmg Trust, PN, Series
pill T m”g-l}tu B, o LA UED 11, 000, tob 14,556,209 014
iz Buet Reotal Cir Rinding ED /20t
LG, Seiss BFU ', BALTE  USD RIO00 LA DO e St T, B, i — -

A

;-1 W 148 SRS

52/123



EDINETOOOO
O00DOo000O000oo00ooOoOooOo(Ece264)
OOoooooooooooooooooood

JPMorgan Funds - Income Fund

8 A AT 2HEREE iR E)
202246 R 0A B
EREC W EL:
aid B d
(3 ot 3 AE RR HTEE R O F) BN S a3 AR ah ATSE WE GEFL) BE D
Bear Sheamyp dopet-Badel evmritng Butkeye Partners LF 4 125%
Tnet, T, Swis WA W USD 7,41 0,74 000 0L/ L UL L
5 5ES 250 Burkeye Paptaess LP 5.6 LU/ NVIM USD 510,000 367 02 o
Benchnark Mertpape Tract "84’ Builders FirstSoerre, o, M4 8
L 151 L5 UED 14, 100, DI L3, BT, 58 0.14 Wy =D 250,000 2L, 188 L
Tk bortge Tngt, A W5 Bl e FirstSourcs, bor., 4125
L ES 15008 LIED §, 10, 0 f, ITT, 450 0,06 o =D 4, 995, o0 I, B0, 98l LK
bk Watgge Tngt, A 05 Bl Mert FurilBoures, [ec., 1 6T
£ 308 1SS UED 5, 50, 000 0, 35, M 0,00 VT WED 3, 100, bob 2, TH4, 515 LK
Trodork Barts Tnt, PR 05 Cawgars Entartainmeat, Jac., 1444
B h e Hish 30, 00 BLEL 00 s =D 1,304, 0D LS5 Ma g
Emémek Mort g Tngt, M, Caegar; Entertaloneat, lac., b4
s T & W 5] UED 1. 350, DI B, B66, 653 0.0F 2, 125 B UsD 8, 345, bo B, OBD, 230 [} L]
Tk Wort e T, PR, Caezars Entartaioeak, Inc., 1444
SerinsED T 5] LIED 3,50, Dm 3, 168, 570 0,05 4629 15110 =D 3, T46, bOD 3, 05L T8 LM
Erndagick et e Trgh, Serie Cappars Beaurk Lol Lection LG, 1481
ORE 1, w410 SO UED 3,000, D 3,107, bE 0.02 15 DL UsD 3, 380, bob 3,26, M9 [N &
Benchmark Nortgmee Trust, 3eries Califarmia Reswrrces Corg., 1494
P e e §, 0, 000 CL UYL 1 ey g =D 4, 326, 0D L3570 LM
Beodacck Mt e Trgt, B 'E Calpins Corp., 144 5055 0W08005 USD & 807, 0D 455038 00g
4 3R B/ U ERBOD0 RESES D05 o ew, WAL BISEPOE USD L1SLMON LOTGUS MM
Bechaek Bortgage Truge, [0, FEN, Calpine Corp., 1448 4 525%
Series SVEED WA 0,978 UsD 50,379, 10 TH,ME 000 0LA2SI029 10 4 200, o Lo
102080 Catalent e Solutims, Ine, M - 07,000 6L L
Berry OGlabal, [ne, L4484 56 % 1570
LIED 167, 0 154, T4 .00 .
16/M2S 26 Catalent Pame Jolutims, Tre, b =D 1,800, 300 LeTT I i
Berry Global, Tnc., |#A4ETSR LES Iimfam ! E
15/ UED £, 939, D0 6, 670, 6E6 p.o¥ X
202 D0 Hol dings LLG, L#4A 5. 125%
VED 34 016, bob 32,054, 183 LA
Bery Global, Ime., L4445 BEEN LED L 155, 000 1, 184, DL oo Ul 8 ey
A ey S ' ' 00 Holdings LLE, 1444 7%
o ED 40, 16, b a7, 2%, 579 L3
Big River Steel HIC, 1448652355 HED & 19 B % R, e ™ DL/02/ 2028
11209 S L ' 0 Hal dings LLG, LA 5. 3758 5D 10,124, 100 0,150, 658 0
Elock, Tne., 1444 279 0/0R0%  USD %, ALL, 000 1,H8 M6 00E IR ' ' :
Elod, Inc., I_H'u R T . B, 735, 0 7, 65, B 007 0 Holdings LIG, 1448 4 T58 = 20,217, 900 17, 205, 565 qT
Blue Racer Midstream LG, 144 U L1330
3, 300, 000 3,040, 050 0.03 .
T 6% |35 E0EE ! T 00 Baldings LG, L1444 4, 5%
=D 12 GT4, bOD 10, 5B%, 353 L
Boyne USA, Inc., 1444 4. 750 158,030
UED £, 259, DO & B2, B35 0.05 .
16/05/202% 00 Holdimgs LIC, 1444 4 25%
. aj =D 13, 236, DO 0,02, 35 10
Brink' = 0o (Thal, 1444 4. BZE% HED 715, mn w7, W2 oo L1/ 331
15102828 ' ' T T Ilding UG 1MALTE e 1, 785, b0D L4TE ML LM
It dien Pur T Tt ¥, ey 03, 474 Wi, poy  L/IAmE ' ' '
Lkt BT 144010 ! ! ' 00 Moldings LLC, 1444 4. 5%
=D i, 512, b b, 144, &0 [ 4 ]
Buckeve Partners 17, 14441238 0L/, 233
UED 13, 0m 1, T8, 0 0.0z
LA 0 Holdings LIC, 1444 4. 25%
=D 4 665, DO a, 5B, 40 LM
Hoekera Brtnere IF, WMASE smn 0w Lmaum  pgp LU
01,/ 2 ! P ! (CCUES Conmervial Mortpage Trust,
Buckeye Fartners LF 4. 15 FIE, Geries 200-GL "M LGN USD 4 330, W6 I, B, M5 LW
o1/00 /2088 1] 3, 0L, 000 LED AR D0 d e
Buckiye Partawrs L2 3.0 oy, L0000 @5 pps O rtee Tnet AL Serle 0, 3000000 LTISME AW

01,12/ 2026

WD T LAIE TN

53/123



EDINETOOOO
O00DOo000O000oo00ooOoOooOo(Ece264)
OOoooooooooooooooooood

JPMargan Funds - Income Fund

5 85 frilal 2R (eE)
2p224F 6 A 308 Bl
ERE- WREL
Shd o d
S AL RE/STRE BE L FL) WA B S AY  AE/HTEE WE LY B
(D Mertgage Trugt, FIN, Series (hemeurs Ge. (Thad, 144 5.7%
P e e e -1 3,500, 000 LT ey i) 14, 158, 100 DAL 009
[0 Martgage Trust, FI¥, Series Chemours Go, (Thel, 14814 B3
WMHD T 4 NG INLe OO 1, 644, BIT LGB DD o =D 3,878, B0D 0T Am
[0 Fortgage Teust, Teries 20800 Caeniere Brsrgy Parbaers LF, 1644
N, 10 5,30 /0 ik} £, 80, 000 RN - B ) | ey =D 2, 015, 000 L6782 i
C0 Bortgage Trust, Series Z0E-CM Chenlere Baergy Partiers 1P 4. 58
T4 0.8 05N S0 L, 50, 000 LIS DL e D 4,517, 000 314589 0
[0 Footgage Trugt, Teries DOE-C05 Cheniers Energy Periners LF &6
gl 1 1 ] ] IT
B 10 558 LB UsD 5, 00, 000 UL 1 v =D 1,999, 00 LT0EBE LK
D Hoetgage Trust, P Series Chemiere Eneegy, Inc. 4 G25%
kg p N §, 30, 000 LI 005 =D 8, 975, 100 BG4 004
(785 Sy Bayen, e, [MLE.TS Chesapeair Eorgy Dorp, ML 558
i}u] 204, 000 7,81, 4H n.or II=D 250,000 BET 450 o
18480 s ., ot 0 '
CIF Global, Dmc., L9444 5,258 Thasapeass Bneagy Corp., MG, 75
e iristen UsD 7.A71, 0 LWL 00 et = 14912,000  13,BREED D14
(8 Glebal, Inc. ¢ BVR OO USD 1, 14, bl 106, M 002 CHLEMGR LssuerTragt, P, Series
CIN LLG 4. 25% 017042028 USD L, 129, 00 0,004 T0 DOF BHEGHL RS, 148 4I04N =D 5, 760, 000 570502 00§
CIN LLG 3. 29% 15/02/2029  USD L, 0, 00n Mo, B0 DOL
Cedir Fasr L, M4 5, % 01052025 LIED 4, 163, DM 4, (64, LE6 0.M  GL GEF Epeer Tnpt, PR, Sertes
Codir Fuir LP 53 L5009 USD 407,00 & WG4 00+ NE<T T, wispemishm 0 AMRMD O 4BRAE - Am
Centma Gorp 4 5% IS 1L/E0T  USD §, 253, 000 500,68 006 Ol Morkgp Pase-Thomgh Trust
Gt Dorp. 467 /IVEB  USD WEM,OM 3, @IAF DI W I L me
Contens Core. 15795 15/007830  USD £, 130, 000 £ M5, B8 D04 0L dortgge Pars-Teough Trust,
Gentral Garden & Pt Co. 5.125% B, Siries RN W 188 USD 102, 528 PRI 0
L HE usD 10, 029, 0 505 00 e
Central Garden & Pt Co. 41258 Citigrop Gomereial Roignge Inet,
151/ U AWSI0 ABETE 005 o weE w L D AE0WD LEHES L
(FIFE Comercial Mertgage Trust, oy
Series MEE B LAME 010N Uso 7.0, o fLMLER D06 Citigrap Gomescial Rorigme Tnost, =0 1 020, b Loz am
(PCES Commertial Martyage Trust, O REN 0L ' ' )
A, Series MG T 4158 USD 3, 300, 000 3,060,700 Gitigmp Gomerrial R Tnat,
1011204 M, Sarie A0 F AL fiB5, D00 RESIZS AL
(PIRE Comercial Mertgage T, s
B Sris AFE Y, 4B USD L. 90, 0o LT, B D0 Citigmp Gmerrial Resggs Tnat,
W M, Sele MIHEH TR USD 4,14, 0D 5,078,750 AW
(G Comsercial Mortpage Trut, iy
Lriep UL T, 144l UED L5076, 20 10,307 DD Citignp omerrial R Tnot,
1500, 2050 FuT"u Sris I TG USD 4, 020, 00D 4,086,988 LM
QA Comnercial Merbgage Tnet, FM i 1
B8 SN LsD 5,000, 000 3, W7, 1 D05 Citigng sl g T,
Charles Scnwah Carp. (Thel , FIN &5 M, Sris IFOE T LGS USD 5, 000, 500 4LTIES LS
E—— UsD 13, 350, 0m L0, 180,08 D.AD e
Charles Sewah Corp. (Bl , PR Cirigrog Gomesrial eige Tnot,
Perpetual U mE00 LS 0B g eledED T AMS USD ATILMD LMEBI LM
(harter Commuicatssns Ouerabing iy Y]
LLE 5. 3798 #1043 UsD AE00m GBI D0 s omerrial Retgge Tt
Chase Funding Trugt, STEP, Suries - wom g T Sein BR T oLEA =D 0, 009, 432 03500 0

WA I 49ME IR

iyl

54/123



EDINETOOOO
O00DOo000O000oo00ooOoOooOo(Ece264)
OOoooooooooooooooooood

JPMargan Funds - Income Fund

S ARAL SRR G E)
20224F6 R 30 H Bl

BHE- WRE-

A =]

HEE AE RE-HTSE WME R FL BE(W BEE Al RE-ETE WE EF WA

Citigrup Coner: izl bortear Trss, [lr Dore] Iuchor Boldings, e,
BN Sl T, WS USD 1, 10, 00 W, B2 0.0 W TS IS 10 T.162, W00 LML 1N
T Clesr eere] Dubder Heldisgs, be,
Eitigup Cameril s Tt W .5 nisam UsD LUGE M0 LISLME MM
Series WURAEH 07, M4 150 UED £, 000, DO 5, 44, 452 0.06  Clear Coanne] Sorl bride Beldings,
e T, 1648 5,120 5007200 WED 23,707, boD 10,001, T4 L
[utigmup Comerz izl ortesgy Truss, ClevalandElestrir Illwvinating o,
s WG 0, WULIS USD LLSO0W L EO,WE 0.2 fhd, B4 455K 1510000 50 40,000 “ar an
NHAIHE ClevelandClifly, boe., Bl 6,75
Citigup Camecil apgs Tk Fribyd =] 2,041, 000 3,005,605 003
A, Seis NHEN T 400 UED 1. 80, Do B, 44T, L2 0.0F  ClevelamdClifes, I, Jedid 8255
DM a0y =D B, 363, W00 b, G4Z, 138 [N ]
[utigmup Comerz izl Mortesgs Truss, ClevalamdClifEs, Ine, H4d4, 508
Siries WIFES 0 LI 1] 5, 90, 0 4R EE D OUNmR L LS. Lol
NEAE Coinmsn Glal, Inc, DHA § 5258
Citigmp Camecil oetps Tt e =] 2,933, 000 LErLmE LM
Series ISP T, 148 RZSE UED L, &, i 1, B, LT 0.02  COMM Mortpage Trugh, Series
W NHTHIED AT 3515 e VED 7, 885, Do 1,678, 51 LM
Cutigmup Comeri izl Wortgage Trt, COMM Nartgape Trast, FEN, Siries
S UFD Y, WS USD SMS0M SENGE D05 NS P AOMB 1MW O NS G RN
NAGE (T8 Fortge Tost, P T A E5R
Gtigrap Comervil ortgmge Trist, |, 000 6w nor W = REER R RE
BT, WA 3350 100G ! T ’ (O8N Martgage Tragt, PEM, Serieg =L 3 164, L0D 5,070, 553 L
Cutigrogp Comerc sl Hartgage Trise, D T 4 RATY 10TE T ! ! )
Series TG, 160 B UED L, 353, 50 1, &3, B0 000 (O8N Mertpage Trast, PR, Series
el 1] WHES T 4RI 1T b £, 810 B s, e -
[itigmup Coamers ial Wortgage Trige, O Nortpape Trast, FRN, Geries
wis IR T, WALZE USD 1, 254, 0 WO,6 DOl GO C 4NN 0 kW Ldmim AW
Wi (A Nartgage Trast, FRN, Series
Citigroup Comersisd Boctgge Tt WIED2 T oaeMp e o AESMD RIERM1 LM
A, Seis BOEON) T, ML UED 1. 254, 0 5, 120, TED 006 (O8N Mettgage Trust, FRH, Deries
45758 1T WM D', M LE2E i) 750, 00D TELOE LW
[itigmup Comencial Wortgage Trist, o 1 Uit
nFM W LER 6 v BT, I L @1, 78 0.0z (0NN Nartgage Trust, FRH, Series
Cetigmup Dnencial Wactgge Trist, ML T, B 4T i) 1, 800, 600 1,660,148 .02
0L 09 WL UED 5, 383, 36 1, 538, b2 0.0% 1720
(itigrog, be., S0 5003 Pegebnl  USD £, 50, 000 T8, 005 D07 O8N Nertgage Trast, FRN, Series
Citigroup, lac , FRT & Pergebml  USD L, 130, D 1, @6, 558 0LOF M9 T, e 40T WaED 19, 580, DoD 1B, DZE, 150 S k]
Citygroup, lac , R fhPargebml  UED L, 520, D 0, B4, 260 000 W
Citigmup, T, PN 5 598 Ferpetual LIED %55, mn T, T4 0.00 (WM Fortgage Toust, 7, Gees
(ibigrugp, T, 7 5958 Permhiml  UISD §, 615, 000 6,175,457 0.0 EMEL T, WA LENID1E0W U0 5 850, t0D LB 0K
City of drlington 4,205 IS00HL  USD 50, W0 456,165 000 CONN Martgge Trast, FEN, Series
Clarinate 3eamee ol g Comp., ML VAL D, e 5003 WaED 5 750, boD b43L, 11 [} ]
258 0L UEDH 5, 47, 00 LI B DS e
Clariwate Jevmee Boléngs Comp., ML M Woertgage Trust, Seies
L3758 0T UED ROLOW S W0E 005 aagpr D, Ml BEEN USD LI MGARLEM AW
Cless Harsers, Inc., 1444375 10/18/3347
e USD A0 LB DM e rge Tret, AN, Series
Cleas Harbors, lnc., 144451259 LD L 760, 000 1, B0, 447 0.0z MIHES D, Mk 4 WE =D 1,400, bon 1, 4DE, 140 L

JETL G

LR

55/123



EDINETOOOO
O00DOo000O000oo00ooOoOooOo(Ece264)
OOoooooooooooooooooood

JPMargan Funds - Income Fund

5 85 frilal 2R (eE)
2p224F6 A 308 By
ERE- WREL
G =
4 el ] AE AR SESE ME GEFL) WA i@ A AR-STEE WE CFFL) BA
COM Mortgage Trust, Serieg (OB For bpaage Truzt, 10, FR, Jeriep
W-ES D, 1843 4% USD 5,45, 10 6,004,855 00T BIMOED W, M4 0.3 5D 43,533, 000 RLEI Lm
LMoy T iR
[T Moirtgmge Trugt, PO, Series Commereizl Fortgage Trus:, FRN,
MI-ER D, 144400 UED L3, 566, 000 L3, 304, T8 DULD  SeriesBMIBCEN D', LWAS. A USD 8, 000, bot T.BOE 4D neg
104 WD
(MY Mrtpage Trust, FIN, Series Coamercial Nactgage Trust, Series
. UED §, 938, 000 BT B 006 '
mﬁ? 0 I:JMFIHW;M W T, e Lu® USD 13400000 LLB0R0E BLL
timge Toust, , o EF1EE I.IH'ILHH?
;2 4:;5 e ,:u TMFL""‘“&"’_'“ 1] 3,172,100 LW HE N . -
teege Trust, PRI, 3 eries Taries WG 0 L4EB USD 2, 500, 100 L1M7 1M
qimt 0 Lun g LL70,00 10,198, 80  0.A0
UMK Nortags Trust, P, 3 ries ComaGespe Techlegios 11C, 144
MR D, 1440 3, 4008 LSE £, 430, 000 LELNE DT g la-mam S0 2, &, 100 LILED 0
10204
DOME Mortgage Trust, Seviss nl;ﬁ;;ﬂ;g Inc., L8ATR o 12,100,000 1,135,783 W11
WIE-LCIE B, 184 2 BT USD R T
0z s s : S0 L1, 930, 900 BEERML LM
(M Nort g Teust, FEY, Jeries
e L R000 80618 000 Commicspe, [nc., WAAETSN o LAF,MN  RTEML AW
(M Mt gege Trust, FEY, 3eries 0%/
ML T, 14 7,605 1] 3, 590, 000 3,190,418 003 mh&mm be, W o F, 695, 500 20508 LN
1018 2048 .
- Comesity Bealkh Spstam, e, 144,
:[:;ummt.m TR 4 150,00 LEETE LM LI 1] #, 318, 100 BT LIS
W b tgags T, A, Seris (manify Balth Sptoy, be, W0y mmae LzRIM AM
DO <n- o LBE m] LIED LE, ﬁﬂ, nm |.|.. Tﬂa. B 012 a li’ﬂl‘mf 1 ' 3
O Kortgage Trust, FRY, Seris L fealth Stec, foc., WA e Lan00 RLOOGOE 0
o0 5 M1 s U 7,48, 000 OB UE D07 15T
(TMH Mortage Trust, O, 5eries Comacy Rl oo, v, W e, 1, 550, 000 LD LW
WM P, 4448 UID L9000 Lm5 0w 0oy GEBIAEEY
I/11/ 204 Unmpily lalthSptes, e, W yer  Ljgr g sumem am
MM Nortipage Trust, FEV, 5 eries Eﬁ%w N 1
MR E, 1440 4,197 LSE LLSI0, 00 10, BT, 18 0L ity e, [ne., o - DU LM
108 247 L¥e FHL A ) 481, e, )
UM et Trust, B, Swas focnd Boaruer, b, BT e TN BENEI LW
ML B, 14 420 LED %, 500, 000 1,55 00 O L3, '
/g Comloce Raowre; Ine.; 168 UsD 2, 296, bOD Loz 3m o
(M b e T, Series UsD o0 LEnue oo oo /ms
DIFEL E, b LIS 0 NE ! (e : (mosing: deme Soritie e,
(M Mortgage Trugk, FRY, Jeries W, Series HR I . M =D 34 444, DOD aa, all, &84 i
ML ', 147,605 1] F, 123,00 5,000,040 005 130 BRAN
10 bH 3048 [mztelhation Beger T, Inc., 144
[N Wartgge Trust, P, 3eries 18 150085 =D 45,100 b
MR, 1440410 LS 4,50, 100 3,W2, 69 004 Cowamer Doae Dndertying Bood Cleb
Ty CertiF cate EsgeerTrgt | B0, Serds  USD 5, 476, 96 5,005,84  0.05
COM biortgsge Trust, 0, F28, Sertes i TR e BE
WE-DRL "E, 14 .40 UED 24, 090, 0 WO, L0 000
looper-Gtandard Mtametive, Inc, e, £20, 100 4 L

101053048

B4 5N 00/06 T

56/123



EDINETOOOO
O00DOo000O000oo00ooOoOooOo(Ece264)
OOoooooooooooooooooood

JPMargan Funds - Income Fund

1\ ARG AR (e E)
2p224F 6 A 308 Bl
ERE- WREL
G =
B ® AR ANGELE ME (RN AN B A AR/GESE WE CLEL) WA
Cooper Stanbard vtoting, Be, o —— mamr  pgp BV e, WLTEIgmbml UsD 0,050,000 15,038,758 Q.15
14 4 11V B Rester Foeoce (L R, WL e ayzee nmeie wm
Coty, [ne., 148 % |5/M4/0008 LD Lo, 0 LELET DDLU &N JOSAMD ' !
Coty, bac., 144 & T I500/269 LD 50, 000 HEEL DD (ESMartgege Tt Seies DICI
Coupty of Sarasta 3 78 OL/INGT USD) 141, [0 I ISL DD W s 4 5OEL D A00T RN nIMET LW
Ceafit Suizee Comiercial Borigege (65 Fortgge Toust, B, Sees
Tngt, Srig 2001 WK SR USD b WL wmC T, wIEs s SR SR M
I5//2040 TEPY bortsage Trugt, FAY Series
Cegbwond Midstream Partasrs 1P, T LN | II=D 100, 48, boD B 16T, 514 o
UED jas00 5 mEME  00p OFDT, R
1848 5.629% 0L/ (EPY et T, PR, Series
Crastwond Kidstrean Parteers L7, b ST 500,000 415LmM2  ma
UsD RWLON 5 BRITY DLOE .
;': ﬂhﬁ::g st W R lortgap T, BN Srie ey 1,250, 800 prsa o oa
T UED RS0 GWLEE  00F SR, 4 10080 ' '
L7 1508 :
ICF Midstraam [F, FRN 7.075%
SAIL Commercial Nactgape Trust, =D 120, 00D W64 0W0
o USD L3000 13,0936 0% Perpetul
BN AV L 05 158/05 ;
[OP Wi dgtream Qperatiag 1F, 1444
CRAIL Coemerial Martgape Trzt, 5155 1800 a1 S0 2, 10D OB L0
A, Seies MG R4S USD LRS00 L0 DAD gt e ey
140512050 s ' =D 5105000 5165006 A5
[SALL Commercial Martgape Tnust, ! )
AE D 4 LT 5 1ED L%, 145, 3 L3, 35, 457 01E [::;ulr;:rrﬂwh"m'u“ D 365, 000 1,578 L0
AL Comercml Martgage Tngt, .
P, Series MUACIL T 4T LD 400,000 3600 GE D ﬁ}trm’mml UCRSS 4 a0, 100 ¥ LM
15482051
AL Comercid Mty g, “'”_“”.".“"*"'“";“’:;:;;;’ UsD 178,810 wAL Ln
AN, G WS Y, WALLAME ISD 750, 100 W8, 158 000 i'ﬁ ' d" ‘ qu-; fm m.v:
W/ ey J?,f;;m b UsD S1GR000 LI BN
oAl ozl Martgape Tat, ey 550,00 3,715 005 irecy Fiomcing UG, 14 565
FD L L MEB 1AL ey ' ’ =D 17,002,000 14, 5B AL W15
[SAIL Comertizl Mortgape Trst, . .
AN, Serles MO B LYE USD £, oA, 00 g4, 5 o Diseme Comnicatiog (K04SR 5 &850, b0D SEELa L8
s ;ru ﬂmc 1444 5 %
. . oI,
Ei:m?xl;lls?gm s SHLON SARIT 00 g arme USD  UT,003,000 13,008,3  n.l4
B Hol dings 105, L44A 7. 5% DISH DBS Corp., A5 T8 ey 5000 L4ENEE LM
prplepes LED L, S, 0t MBS DO g e 1,215, 45, .
056 Mol dings 15, 444 6. 5% I05H TES Coep. 56 15/00/20Z3  USD RIBET00 50N,B0 LOE
0L/ 20T Uz EL0,00 18, 3B DB pey pes caep, L1SK 19108 USD 51254000 45464008 LM
C50 Heldings LLC, 1444 8, 1355 U MGCrp TTROLINEE  USD LESS0,M0 1L40T0 RLL
oy LD 515, 000 B0 DO o et Toset L
655 Hol dings LLG, 1444 4. 5 Serier MIBLL UL 1AL B USD 5018860 GGMOE LM
Py LD ABLOD LWL DM
OO Holdisgs LLC S.V8 LS0W0E  UED 137,100 16,400 000 Do’ s Piese bt Iue L,
Gt Dhings 1UC 5. 29881006/ USD sL6, 000 05,30 0O eig3EFW WD, WALIE  USD BTEID  TOEBL AW
[ et Bicked Pazr-Thragh s
Certificates Trugt, TR, Seri 4 LSO =, 000 BB D00 Doooeh Debe Marger Suby v, 108
LI S £ B 15020 [l 460,000 BABLMT LM
OME, e, Tz, P, Serdes -4 : i
T g usD a7, 14 LU U it 153, 136 R

57/123



EDINETOOOO
O00DOo000O000oo00ooOoOooOo(Ece264)
OOoooooooooooooooooood

JPMargan Funds - Income Fund

1\ ARG AR (e E)
2p224F 6 A 308 Bl
ERE- WREL
G =
B ® AR ANGELE ME (RN AN B A AR/GESE WE CLEL) WA
brovenired Aedmelle 92, ML Entegris, [nc., 1444 5 815%
S DA H USD LMD 1846 01p PR 1D LETOLIOD LL4ED N2
eiren Bl Punding LUE, 3 eries Fiwiim s lheare Corp., 148 .73
WA R, WRATHR  USD 4 MLEM  3,W3I0 D04 U0 =D i, 1w I AN
Ul e R BONN i dstrean Partnses 17, 1940 6h
Driven Brands Fund ing LLC, 5 eries TS =D 4,505, 100 E435, 60 Lu
WA T, etk £ 8418 USD 140,35 13,7142 D14 EMMidstress PerinerslP, 1441
mﬂi | S B G UsD LIS M0 LIBEDE LW
Priven Brands Fund ing LLC, 5 eries EMMidsiresa Farinars LF, 1444
I N, MMLEE  USD LINEE  GTOEE 00 4mixw/mm R0 aueMb LTMEL AW
e EMMideiress Ferinera L, 144
D iven rands Punding LLC, 5 eris 4 T8 15 Wz 4 548, 0D 3,687,972 s
:E;mﬂ o 1o 1 TER UED 5,539, 200 amaar D00 Ryom,, jew 0 EISEINTE)USD 1, 118, 000 Il MO
o o B " Bub MomibaLE WULLY o 309, D00 BRI LW
fren i ﬁ'"'“ﬁu'ca ;%’m ) £,013, 500 §,108, 775 0.0 SOME
I &, W50 I Bt dutmehils Beceivabl s Tt
T o Do Trst, Seies Ao SWO00 50060 005 SeeIER U, WOS st O, 656 MLESE 080
E', 444 5,8 L1005 ey
"L'[EF;;" e, IMALIER g pmaom 5406 005 Bt Avtbils Beebles Tnot,
I i - Serig DEW E, MU GG UED 11,250,000 1LEFE Tl ML
?L[;g@?" e, IHALITEN e, $HL00 3,000 003 ISR
Lisht Bolling, T, 144h Ennter Autmailo Recwinshler Trut,
Do ze gz, Ine, UsD SO0 4 WSIF 005 SmieDER B, WM LB TED AE0Z,000  40LTE 05
LTS DL B
m‘t”“' fnc., WAL o §, 234, 00 454,50 005 Evtr dstmdd htlmi:a:ls ]lm;,
Sarig D, W4 L4 TS0 LLUIMD LZO0EED BT
m"*"‘;w';.fm'“’“l Geelo, MU o ymnpm 11 mL S0 DL e
rinirrr R PR Exrt e Autmdi L Beseinhlies Trust,
T : 1] REI0M 44000 D :;:IEIIH B, WL =D GOm0 TOEIE Am
: i
:ﬁ"lmm“‘ e, WRLRR e o0 8WE M 000 Bt Aodile eeivble Tt
Swrig WE ', W LIS =D L3000 40I5M3 LM
:ham“ [;’;‘:;:'_‘;’““" e B ey ameom LDLET D EWEmS
s 1 . FHLIC 4% O1/07/2048 =D 0083,06  U00LW2 009
cieo Arpisitan Patvrs Bilies 500 LML 00 FLE W FE S T
(G, B4R 0L/ ' i ' ' it USD BRON3EM LTM54N LT
hepise billigs, b, WAATE cosun  SBLST LS 5;;:"' ﬁﬂgs o
15/e e ' v ' 1 T, atries =D 19, 320, 862 500700 LM
Bei b, e, MOASS g opnn mLE DAL R "
e e ' L, 0 P, el BT 0 e g s g BLEm A
0, 353 310m
Erargy Transfer LF, FRH B EISH s
Peepatisal v . 0m MO D00 g, R, SeriesET2 N
e USD 06,369,063  GO5R5ME 0
Erergy Trazsfer LF, PR 11265 i, 363 25100
/1M LEl Laaom LELEE DDE pggomorm W DNISURGEE USD IOLEOS0PF LTTRGM LW
Falnk Nidstrean Partmars 17, FIN FALIL, 10, PO, Serieshid 01"
o Fll:plb.l.a] USD M5, W0 163, ELR D00 g s 5000 N Wz 143, 215, 220 2,104, 537 [} )
lﬁ“'m‘;}““w" AT e L, 35, 00 160,100 m:ﬁﬂmﬂm 5w 55, 702, 085 L LM
Entegrizs, Imc., L4444 3758 UL, 10, FRY, Seriezi4 N7 .
sy 0} LMS 00 WL DO ane oo D ImAILATZ L50PLME LIS

58/123



EDINETOOOO
O00DOo000O000oo00ooOoOooOo(Ece264)
OOoooooooooooooooooood

JPMargan Funds - Income Fund

{2 IRHAE G
202246 R 30H Bl
WHE- T
a8d =i
B S A BR/GTSE WE (EFL WA RRES A AR/STAS WE GEEL BA00
L e T ouw  mmw AmEm LW i W msm I
Eﬂ;]:l I:;mF:nS:I:SIJH o LS 3L 45, 42 L0018 D03 ﬂﬁ%ﬁ;"mn n D 165,860 Lms am
PN OANCWLEY gp o mmor peses om P RERINGDNNTug o se am
WRMS Ty g e ops ERESGORT o e m ww
e e g msmawr uwsm nu st T e osiswr LULLS  AM
PLA Ml WU g wmmw  smw  on e RERINEITE g amm aw
e D oy uemaMs LWLUs 0l S L et T mamen LRI wm
MDA s W g menw smam o FERIRINGDR Uy g g Lmm am
e R~ BT T R TP U R
e bl Ly W ogp msss sEnM 0o wamn WOONE ey msmam smm am
e e T wemar e 0w et o mamam s
mEnmaneEd T g wemm sanm oo e OECOER m o smses
MIE DAL GralS W g e smnam o DR DUENCHTOER oy smmme e am
o "'?”I"‘ Y T "'f"”‘ WD WULME 04T AW
Cam e g mesnme nmew o JERTMVRIDEEE oy smanme L oam
mm‘. il L g g mLIm L %wfgg"‘m o muem wuem
i WLOE g gm0 0L ey o mamwm LEE n
NSl WOLRE e pmsae o seLm L o ey L 400, 000 R
:%Lﬁ;’wﬁj"ﬂm QI': USD  LRES,EB LT ERE 009 ﬁﬁgﬁﬁ"‘m :nJ D 8L WEMs oW
MChManEIE W g wemm nmam Ly (e RERMEEOE g g s am
AOCI TR S kB0 g e sem on e RFRINGES T g paw wmo am
b 'I': U MRESI monem 0@ D 7O e '“ WD RN LWATI AW
e i Womp wsmm s 00 Ve mus 2403 am
?ﬁilfﬂ:,g;m LEE oy esm EL0E 08 ﬁfﬂiﬁ";‘;"‘m T mamwm Lmem o am
o T LA ey pmaim MM DM e T S Ty memwn aasmss am

59/123



EDINETOOOO
O00DOo000O000oo00ooOoOooOo(Ece264)
OOoooooooooooooooooood

JPMargan Funds - Income Fund

1\ ARG AR (e E)
2p224F 6 A 308 Bl
ERE- WREL
G =
B ® AR ANGELE ME (RN AN HRR A AR/GESE WE CLEL) WA
R, 10, FR8, Series 6T '3 FHLEC COLLE 3 56 OL/US/ENSS  USD 13001 RN LB
UED 7, 58, 000 RO, %E 000 2
2 L1481 2048 fan ' FLIC il ticlar Ceniicsta, 11, 7B,
Tﬁ:?.r S W Lo amim w ?uum w1 USD LG EOD,D0D 45T RIS
FHUC, 10, FIK, Series @70 ‘I3 FLIC flticlara Centificste, 18, AR,
USD S0 3E, 000 LT B 0.03 ificstzt,
LB 251272 . Serign DR B |60 =] BLEM, 000 I0BEEE0 BLL
i T e mamom awnm 0 mklﬁn:ﬁﬁm; -
m T:;.fm 'a:fﬂﬁ“m T o manom  Geem o .:;; m, imﬁ-f o VD IMAIHZ LEBEEI LW
aclags Lertinimtes, M,
AL WAL St B 3O o0 angm ppwsn 0L mﬁg-m L UsD Ag110,000  T50EEM 004
m?ﬁi}s&m:mr " w 4. 105, B sl E m{; T'Ez"ﬁ';' . 1] 37, 600, b0D BASLA ned
i . b b i 3
FHINE, 10, FTK, Series W78 ‘I3 T
LIED 15, 410, 000 3,108,688 0.0
LT B . FLIT lticlars Cantificstan, 19, A,
m?ﬂﬁﬂnﬂmﬁ o =D F, 636, 000 2, ME 0.0L i;l'nl mHEd T 2.8 {1=41] 94 003 450 17,774, 284 18
PR, I % i T g wsLs® 48008 004 PLCRltil Getificn, 1) AL
L 27k I35 2046 . Saree SR T 0 150 1, 000, 80D SARLTT L0
m’:’iﬁﬂ”“m B g momoom nmnem 0.0 BN
LG, 0, PR, Series B0E3 'R WL NI, 10 FW, Socdeadi®% pery g gepaze L1IW DM
o By USD MO0 &ML 4M D04 W 430 IS/
0, FIA, Saries 84 00 BLCIMIS 1N Serws O 0 8 o poppme  gmsan AW
m i!;.l':llflﬂllzn“ HED 57, 030, 000 476, 2 DM EWER S '
R, 10, FRY, Seriss 1S3 'EY FLCBIG, Srie 0 W AR s mmseT ol
e IS-M-m'!”" LS 1, 342, 500 W04 DOL LM ' '
. . FHLIC RIS, T, Series 4550 00
PR, Ih £ i L T g SO0 LG4 DL @ s Lo T, 49 Lo L
) ) FHLHC BN, St %0 TN 4%
AN, I, PO, s BT W - o om sy VSO R44ESE M 0TETH L3
I AT T ' ’ .
PLAC, 10, R, Series D021 L3’ FUCTBIIS, 0 Series 0 BT 3 34,891, 705 ABSTHL  LOT
i b ] 7,810, 000 W L0 I ' '
FIIE, 0, P, Seriss 123 17 LG RIS, I, S 42 O 1,062, 163 el am
=tk U0 3, 845, 199 mR DO 3§ e ' "
AL 10 FIY, Seriesd EUCENIG W ms UsD 408515 50851 oM
L8 257182044 v At BT LA AL Seis sl W B o 15, 888 X TR
LG, 0, FIA, Seriss 126 '53° ES/MS , ' '
21438 25/ S S WL DD e maeedS WOy e et 0
R, 10, FOR, Serias 0T 00" 16, 339, 0 ELHD 0.0 E) -
LK 2510204 "5, ' T BKIG SeiedB X 8 e jgpse w0 030
AIC 10 A Series 18 0 e pne janie D s e I I
199 3511244 " il I AT 0 e T 6 17,428 mm am
FHIC, 10, FR, Saries ©100 53' BV
= 0 15 UED &B, 386, 2 1, &6, 76 0.0F  FLAC EENITS, 10, FIY, Sardes 4859 = 0,193, 755 4575, 544 L
AL [N, A, Secies I o LA 1}*n] T4, 0 T, B3 0.00 iﬂl A683 ol I I
K . o ' 7 BLCHC, I0FM Swiecd] o g g LU A
RUE AL S8 D o peonn pmipn o B - IS
2 1368 130 n %, +HL M s wonsmns UED A770,56 LODLML 003

60/123



JPMargan Funds - Income Fund

EDINETOOOO

O00DOo000O000oo00ooOoOooOo(Ece264)
OOoooooooooooooooooood

5 85 frilal 2R (eE)
2p224F6 A 308 By
BAE- WHE:
G =
4 el ] AE AR SESE ME GEFL) WA i@ A ARSTSH WE CFFL) BA0G
FHLAC, FENECS, [0, FRH, Seriss 1514 FALAC TNIES, 10, FI, Serdes 4354
e Ny 1] 1,07 LT D00 o o iy i (L 656,760 LETOLTI W
i FELIC BRI, 10, I, Ser desd1d5
e s [ o St AL yep 1, W LN G g e T WD Ales s A
ek WSy gmews st oy oD AR Il g 213, 368 mms  am
i : FALAC NI, 10, I, Series 4913
T W, T WS e 9, 92 WG 00 g g e BEEp amme LB LAl
' FELIC BRNIES, 10, £, Ser desdiaz
Hﬁm etz ¥ Ml =D 13,877, 21 4, 173, B0 005 4T IUS}lll'mH? = TED 8, 428, 525 BEE BL2 [
i : FHLAC TNIES, 10, FI, Serdes 4354
gg&ﬁ L . L R S L8 BT U MEIERE G LNREEL 0OS
i FHLMC ESNICS, 10, FRY, Seraes 4954
fiiepe e ok B U TN N NULE N 1 s oy LA L L L
: FALAC TBNICS, 10, FI, Seres 4363
e R AR g pn0m a0 DOy g sy WD WS LILME MR
. ' FILHG NI, Sarie 45 ' 4.3
rlﬂm 0wt A8 L 138,41 W L0 g = 100,396 LOOLBS A
C FHLMC EENICS, 10, FRY, Seraes 638
xgﬁ St OB . BB LD g 4 T LSO UsD o 1R0R M LOBRARL M
FILYG EAMS, [0 BL' 1% FLMC BRHIS T LW IMMSEE USD 2,820,471 AWML LM
T , i I
e . Use F, 89,171 LWL DOl BB Seie W 4R B OLL, 0L UM e
?;TME:F& P AW {i}1] 1,573, 2@ 1, 185, 50 00l BLCENG E RN ush 3,631, 20y 5 M5 48 [N L]
v g . . o FLCHIG E BN USD 3,800,308  RIEHI 00
F"EEE m‘;ﬂﬁ‘émﬁ.‘ U RESET ERIE OM sl W BI0NME USD 4e00 B LEELTE LM
1K ST 1] 115, 448 2% 000 FLGCEND T OBLOUES  USD 164,085 ISEEE B0
FING REMICS. 10 %' L% R RIS Y z.szs.-'m1 =D 14, 336, #7 12, 284, 752 n12
25..!‘1I1-l'a51 LD LE, 157, T& 1, 183, 530 D.02  FILHSTHIFS, 10, &, Sene 37 L] =D 545, 457 148 218 .80
FHINT EENDCE, 0, FRH, Geries 4506 e
© oo e UsD 7,61, 30 L0 e O m&‘m&amm L — £ 214, 55 mal el
:‘:Im“' i ¥, a8, 318 W,55 000 P Serechure dgmes Credit Tisk
: _ Oebt Mates, RN B 0L 3ME =7] 1, 34, 566 LADE T am
FRONC REMOCS, 0, T, Sories 4899y, 189, B W0 000 0N
LGk |5 MG P Stmuetursd hpsacy Cradit Bisk
FHLAC EEMICE, [0, M, Jeries 8884 131, 15 WLED 000 Db BN e MO W USD LGMOO00 LRUTREE A7
W4 TR LR T T I
FHLIC RO, [0, PR, Srias 4107y 119,472 19,55 000 LK Siocland dgeacy Credit ik
;E;ag mu? o Debt Belee, PR, Secias 0D W' USD 4,500, 00D B45L 517 009
, Beries B S
O R v o am wenm FILIE Stmctared bpescy Credit sk
ALCIIG, 10 Al Serlen 5 G0 T 1 MB4g 0o Dbt bela P S NN W USD LIS 000  LEOLEE LW
AT 443k 20N 5 5
FHLNC BENDCS, [, TN, Series 4532 FILIE Structarsd hgsocy Credit ik
o LED B4 AW LWL DD
H?EL’E gmm: - ot it P, s MO W' USD 2500000 BLE4EET LM
| Geries AR R
I & S USD lnLS oW LU0 EE 002 FE et it
FHLNC BEWCS, 11, T, Series 4807 Tt Wetey, PO, Bois BP0 W' USD 000,000 5000 MOS
"W L L8 LIED 50, 152, 3 &L 4T DM e

61/123



EDINETOOOO
O00DOo000O000oo00ooOoOooOo(Ece264)
OOoooooooooooooooooood

JPMargan Funds - Income Fund

1\ ARG AR (e E)
2p224F 6 A 308 Bl
ERE- WREL
G =
B ® AR ANGELE ME (RN AN B A AR/GESE WE CLEL) WA
AL Stracharsl ey Coslit Btk B, B, Series HICH 28
Bl P S MR W' USD 4ZES0 000 G060 L5 DAL RN ISOSNH b S L L L
5500 B B, P, Serdes DOIBCH IR
FHLIC Struchured dgesey Credit Rid i 124 25 T2 e LRHLE L LR R
,"‘;f T;;im Siries WIREW  USD I, 165, 40 B, 108, BES 0.0p mr;,'ur:;;;lmlm | 50 1140, 00 6,072, 839 L
FHEC Struchured igesy Credit Risk P, P, Series MOIGCHF TR
Bkt totay, PO, Series DISOMY USD &, B0 6404 DOL Lorg ayistN By AR LM LK
0 22 P, P, Series UIFCHE IR
FHEC Struchured dgeney Credit Risk LA 251 =D B, L0A, 4R R, 147, @5l L
Bt Motw, P, Series MWL USD SELL 4T 5EILLM 0.0 : :
"o TN B o TR DD W mumae masm
FHGC Strurtured dgesey Credit Rask P, PR, Serier OISO I
Bt Mekes, FB, Series DIHMD USD L S VU W T O T R | S UL IRMEED LRMENL AU
"0 6.2 3 N/2EA A ACES, 10, P, Series 202144
- _ Fol W, I T, USD 13403, 86Y geme Lm
:f};ﬁx‘;‘”‘“"' e, WS ey gmsom gmn0m 0 ﬁ%fﬁigﬂ:’““mm'
V ) JETLER
Flagship Cradit duto Trust, Jeries : L0 2N =D 14,462, 820 418,38 M
S B 157,415 BTEE 00D -
P, Y, Serie D001 'TA1 PN, 10, P, Series B0 ey g gm0 nam s 0w
1 Y48 50D LIED SRS 000 41,108 BRL D40 I R AN
e T el BTN B MMM, U LI e o qumws AW
E"&fﬁnﬁ'&é B e 90,00 5 7I5,M0  00F  INE ' '
P, FRM, Serie WUFCOS D' PR ACES, 10, PR, Serier UMM g 0p s A
smzwu;; tiei] 50,00 5 54B4 005 X 019% BOLmN ' :
P, PR Serim BU-ON CIBI BMANCES D, B, el S 0 gy Tz Lm
 ig zw;; UsD 508,00 306475 005 T 030K SOV S '
P, RN Serie BU-DO CLBY BMANES U O, Swin R b g agRs o n56I LM
e UsD LALON LT 00E T 0EN E6S ' '
P, F, Serie BIFCH 01 BMAAL U B Sl WO e gr g susme 0l
LD LU0,00 7068 T4 00T T g9k SN Ll ' :
5045 S/ FUAACES, I, N, Seri e 2003-401
2:,1 sr?wm; WEOE W sHOU0 LELEE  00F T L g USD 431774 LGER M LM
- - P ACES, 0, N, S os 20-HED
ﬁu?w?r;; BUEDE CWEpen  p eSS0 0 00ES DB Y 008 KA L L L LU
- B ACES, I, N, Serias 200-403
:";'ﬁ’;"'wf};;; W W LIS, 5 LLSDE  DOL Yy |aps s/ehme WD leldz LL0AEL B
. - P4 ACES, D0 FAS, Series 200-H07
P, FRH, Terie LGOI - USD 35,6200 ZLDBEGD 0D
.48 B30 ED 1,089, 28 3, 155, b 0.0z ;glgjﬁl —
. _— P, Seri
Coaz U AR SN DI6 'y e v USD LI BOGEEH 00
: - PbACES, [0, FRNOE0TSEY
smm ITW?I;E 10 T T A, AT LELET 00E o VSO 146,206,085 53 8% 005
PR, FRN Serie MU-CI CED FHRA ACES, I, PN, Geries 203-K00
e i UL LRS00 LLESHE DAL [:l. ;:ﬁ muwr;msu. . USD SR TE L LEnmE Lol
P, FR Serie TUFON @0 wies 2H-
Aoy U0 LIS00 LAEM DD | gt USD INOEL T4 B4R AWM
FIM, FR Terie BUFCH "0’ BV ACES, I, IS, Secieg 20-H00
e i USD LLUGD0 LIS SE DAL ) emoem USD L0 B4GAZS  LLISAMO L

62/123



EDINETOOOO
O00DOo000O000oo00ooOoOooOo(Ece264)
OOoooooooooooooooooood

JPMargan Funds - Income Fund

5 85 frilal 2R (ReE)
2022iFg BB D
ERE- WREL
=Tk =T
b8 B AR RE-SmEE ME L FN WA e i Al BE-ETSE ME CEFL WD
FMML ACES, 10, PO, Serues SUEHNE A ACES, I, PN, Secie; 209-HIE
W 458 B USD L6 7L, 207 LE0AE D0 08 151000 U=D 17,008, 75 LBEs o nm
PN ACES, TN, RN, Series S0HHE P ACES, I, PN, Serins 2003-W08
Wop LIS 150, 511, 350 5, 58, TLS 0,08 T LI =D a0, 426, 368 1, 058, 719 L
P ACES, I, FOCEDC 06 A ACES, 10, PR, Series 202046
oyt i} 1] 5, 496, 26 WLEE DO o e =D 11, 870, 476 S4m L
FIMLACES, T0, PR, Series HOOHNOL P ACES, 10, PR, Series 202046
g LES S/ovea UED  1B4,Z53,ED TELEE DI e i Uz 13, 155, 554 L4IL1E
P ACES, 10, O, Series MO F¥bll, INTERES] STRIP, L1, FRY, Seriey
0 1sD fi5, 244, 450 UGB DI =D 455,304 mE L
FYMA ACES, 00, I, Sertez 3HLSHL A ITHIES] SR, 10 Series €1
sy UED 55, 4, G0 CLOR LA 1 5D 42, OB Lal oam
PN S, T0L P, Series B0IFHE P DTRIEST SR, 10, Series @1
eyt sk LISD 7L, &1, G O 000 e e UsD 178, 281 15,00 e
YA ACES, 10, PR, Swries 305 MR, TNTERES] STRIP, I, RN, Series
2 g A LD LD, 736, 35 BLAE D00 ey o e ED 11, 870, 56 LML L
P ACES, 10, R, Jecies HOSHE PN PGS, 1D, Seies T AT
o 00N B 21 75, M1, 250 LHLE D0 e W=D 1, 756, 2% BGEZ W
P ACES, 10, R, Series HO-MIL L PGS, 0, Seies WIS AT
o1 % B [IED a0, 74, G0 LEILLE DI e W=D 047, ME 147 0
P ACES, 10, P, Series HOHND Pl BENIES, 10, 0, Seris 0113
e s USD 161,259, 22 LETER D2 o D 160,605 i R ]
FHMLACES, 10 PN, Serves S0EHNE FRRARENDS, I, FRN, Serie D151
W18 LS LD us, 994, 06 BUGEL DB o U5 15,300, 528 514,57 00
PR S, T, PN, Series 0D PR FEN IS, 10, RN, Series 003
oA Biags] LD 104, 243, 3T 9, 435, DE6 0,08 N 6 SEL 5N =D an, ar4, 1 4, 5il, 386 [N -}
PR AES, I, I 0.06 P, PGS, D, Series MIEE 0T
oripmet UED  LEL 553, e LT DO e =D i, LL 53  am
FHLACES, 10 PR, Jeries EHID ) FHMAREN DS, 10, FRM, Series 00154
i ey o USD LSRETREGD NERIR DD o o Uz 8, 700, 376 LA W
P AES, 10, O, Series HOIHEE E¥lA BENICS, 10, PR, Serisg 01507
W 1S 58 D 14,051, 030 LERWE DL o e UED 2,100, 364 WETH M
FHML ACES, 10 £WN, Series S0EHHD LG, DT RMRISOLME UED 17, 36T, THE 2,867, 313 L
W00 358/ . e T35 DOL o s, T, 00 Seriss 09695 . P
AT, T PR Series 0 e e e g S MEAT LB ‘B4 68 25006 !
RLER T ' e T DML, I P Serig WD L 34, 508 WEES AW
P ACES, 10, RN, Series E00-WD T34 B 25N '
Hh UED 24, ZILEIL L4, 65T DS .
WS 2N 1YE L FRILE, I, Serses 2ED I
=D 12,304, 11 Loy @3 am
A, 1, B Series RN 13,89, 112 et o B IS
BN ' ' U G R s UED 1,618, 6D LT e nm
P ACES, 10, P, Series HOEHND L BILT, Series SR WY B
B 198 B UED 103,394, 0 TELIE DT e W=D 16,720 564 LW
P AES, 10, O, Seaes HOIHID L RIS, I, PR Seie DE1R
T LI BT D L'y, 214, 352 LS DD e e D 160,185 e
P ACES, 10 PN, Series B0HL PO, RIS, 10, Serias D000 T4
w108 g USD LLL, %36, 185 4,426, 057 0,08 250281 USD 10D, 054455 16,7RS 218 A7
WL S, T, PN, Series 0E-HE YR RENICS:, 0, FAM, Garies 00766
LIsD 20,503, 119 a0, B por o, =D a6z, I orl, B L
W 0.5 T 3, ' 5 418 2508/ ST b

63/123



EDINETOOOO
O00DOo000O000oo00ooOoOooOo(Ece264)
OOoooooooooooooooooood

JPMargan Funds - Income Fund

S ARAL SRR G E)
20224F6 R 30 H Bl
BHE- WRE-
A =
HEE AE RE-HTSE ME R FL BE(W BEE Al RE-ETSE WE EFL WA
i, FENICS, D0, Seriep 1D ED FWL BEMICS, 10, PR, Serisg 01173
%% i LIED £, 16 3, 030 .00 w0 & 20N IS WD 1,018, 54 220, 137 L
B, RUIS, X, Serie M0EE EI A IENICS, 10, FEM, Series
o SR UED 133, 15 20, G 0.00 T T =11 33, 085, D 2, TES, 919 LM
FIL FEWICS, D0, FO, Series 0IG-33 YA RENDCS, 10, FPW, Seriss 01827
' 495 B USD  LOESSH LBETE DR o, oo 1D 1362, 34 LW AW
FHML FEMITS, Series 2005107 107 R RENICS, 10, P, Berdes 00769
§ 8 SOV0E S0 L, 40, 0mM W80 DAL g con iy UED a73, B6T 15191 oW
PR RHITS, [0, FON, Sevies 200G-0 FWA RENIC, 10, FRM, Series 31342 7
U408 B UsD 94, 400 L Y e ] L= 5,409, BE Bl LW
P RS, D0, Terig HUNA) WD PR RENICS, 10, FRM, Derieg 302625
ppdrernd UsD 123,10 I ity UsD 309, 712 HET LW
FHBJIE. D]. m Sﬂ'lllmll'm wmm TIJ" Fm wrin -8 =n 015, S LI L
g k] 7,8, 56 LGB DL e aniniae 405, % ]
P FENTS, Seris W16
; et P REN IS, 10, FIM, Serie 31790
[f':g"',“ Seris WIS W 000 S W05E 005 g g usD 1,400, 755 WL LMW
; YA RENDCS, I, FRW, Seriss D 153-62
FHMA FEMICS, [0, P, Gerini tegt =D B, 013, LES 1,075, 1812 L
R R T B L. 38,47 w0 0.0 [:' E;g: ;s.;u;m;g_ o
11, PR Serisg
!:?]Fﬁ[;jm:mm”ﬂ D 77, 78, G & 911, 567 e WD 3, 363, KL 4R3, I51 L
) . FHRARENIESS, 0, FRM, Geries 06
Rl BB, D, Gerie HOE-R L LD sl T 0, 3 DO0 'SP g 388 2500ME =D 95, 066 15171 o
L PMRA FEM IS, 0, PN, Series 01713
ML RS, 0, 8 Seies DS 1115, 18 BLID D00 T A 2T =] 437,208 34 LW
:l.ﬂtl‘iﬁll Sris WA UL BNARDIES, T, M0 Sl AT e 238, DL mal  am
, " LIED 1, m3, 2% B, B4 OO0 ST & 4060 2506 AT ' .
1,3 TR e PR RENICS, 10, PO, Geris M007-50
i 1] ] IT
EHIB 105, OO, F, Series 201515 LD 5105, 610 =, m MO0 ST 4 AT 28RS =D 10, 303, 455 1, TE5, 57 LW
WL RIS RO RIS, PR UG G M
P BRI, DO, PR, Series 01610 ' WD 1508, HE 1,327,912 L
gt - UsD 24, 30 3, hE6 0.00 S0
F:H;:L?DJ i nl-F Al BRI, Serivs 008 W 1,154, 80 LSRG L
IR TBHIE3, 1, FOM, S USD 13093, MG L0400 45 ISl ' : '
WA 2/ PN RENT, Serios 006 'E° 4
FHML BRI, D0, FBA, Series 20LT-50 ! =D L0, 7T, LEG 10, FZ, 57 L1l
i 1] LLG, TS IBEE 000 SR
S5 A AMS 2o
futio Pome Tt Swle o, 156, B5E 5658 LW
IHH;B]IE. [0, P38, Series 20L-10 LED L33, Bi2 193, 50 nop BU CE 5 LS ) L
:‘;J?m Fa 5’ W5 FGE lox s T, L Saris D 4 335, bob 4,728,383 Les
ey m’“’ USD DR IOAT L@Em nop FEREW, MASHEINI0NG ' ' '
F“u;;‘ﬁ b ; it FRENF Mt gage Trust, I8, Series
rie i
- 1154} @, T3 N N I U =D G2, B4 i3, 985 L
B 408 BRK w100
UM TN, 00, PR, Series TS ey 4,073, T 41,526 0.op PR Mertgge Trust, FIY, Seres
ni n;i Eﬁmﬂﬂ_ _— WS W, M@ AWS USD L0000 LNLer M
L I, iny HIr- HAL ]
LIED 1, 5, 44 W, BR 0.0n
W4T 25 FIENE Matt page Trust, FIY, Sevies
FHL FERICS, 00, PN, Series 20373 BTN B, M4 LERE i) 205, 00D ILED LW
[P h b 7 N L i
T 43 LIED I, 149, 6I1 [0, \ 0.on e

64/123



EDINETOOOO
O00DOo000O000oo00ooOoOooOo(Ece264)
OOoooooooooooooooooood

JPMargan Funds - Income Fund

5 85 frilal 2R (ReE)
2p224F6 A 308 By
ERE- WREL
add =
B AR ANETES ME (£ EL) B0 BEn® Al AR/SESS WE GEFL) DA
PR Mortgape Trust, PR, Geries FRENF Wart: gage Trust, FIE, Series
MU 'R, 1440 3 R 1k 1,330, 000 137,588 00D MIEEE R, B4 INE =D 16, 820, 0D 15,526,434 16
B 1500
PR Martgage Trust, FRH, Series FRENF Mart page Trust, PR, Series
W4TE P, MMLEB USD 100, W D00 MRS R, MALME U 476, 46 4 am
=10 LRI AT
PROF Mortgage Trust, PN, 3 eries Fﬂ"lurtﬁ!llllnut. FIE, Siries
mHFE 'F o, 1A B UsD 117, |2 116, &0 nop  MEEE R, M 10N =] 147, T3% 145,10 (1]
TR /s
FR3F Wt Tngt, FR, Teries FRENF Mart gage Trust, FI, Series
VIED T LR A, i AL 00D e w pe BB USD LALLE  LWEEL A
BN Nartgage Trust, PR, 5 eries ;#HW:: S
MAFT F, MLBB USD ;5,191 ;5,14 000 gape Trust, PR, Series
et WA B 307 e USD LT0EE RTELID B
FREE Nartgage Tnust, PR, 3 riss MAFlartan Tty F Series e g gy ppiat Am
MUHFDS B, 1433 LED i, 61 woew  nop  SHEEFE R L NAMHS
B0 FRENF Mart gagn Trust, PR, Series
R Narguge Trust, P, 5 aries BEES P, BML0F U0 OO0, LOELTT 0
MUHET P, 14WLEB LD S40,60 5007 005 LN _
et e e FRENF Mart: gage Trust, FI¥, Deries
FIBE Kartgage Trust, AN, 5 ries WS P, WM1B% U L1G,ME  OOETED 009
WUHFR P, WM LBN USD 0, 620 mome o LN _
=M F!Eiﬂtmln'lnut. i, 5:1&;
- WEHE T, W4T =D L000,000  LEEEDT BN
R ortgage ok, ML Series Las Ml L4MLME DOD n/iEm
DIFED T, 16 I 1 e
FRENF Martgage Trust, PR, 5 eries ke ' : USD L0000 BATLET B
WHED P, 44188 USD 160, 429 50,45 000 .
=i Fﬂ‘lurtﬂlllifnut. FIE, Geries
I N g Tovst, P, Tt MIHLE 'EY, IS LTOW USD LOO00D,BOD OEREO mae
i B0/
MIAFL F, MLN% USD 0, W0 u,EE 000
BN MOEkrlpe Tt FUOW LW o goman R
FROWF Martgape Trust, PR, Suri A S
mu-m]sﬁ'?' mlhllmmu 1=0] NS00 15T uE nap N Mt Tt FIS, Series
s 13 R B T TR R TR S F560,356  G,56L 783 007
FRENF Martgappe Trast, PR, Geries i1t
It o PRENE Mot pape Trust, PO, Series
;ﬁ:,;; Bolmuales U LM LELI 0D ween o, WMIBB T S000,000  4FILUG 005
s
Hﬁhﬂpﬁhﬂst. FIN, Series FIENF Maet gage Trust, PN, Serieg
MAALE CE, a0 LED RunEs  TELEE LN g e ase0ss USD O LLTSOLEOD LLLETBEE ALL
BINNn e
PRONF Wartpage Trust, PRH, 3 eries et Hrlgage Trug, Fil Serie
MAAST B, 1444 4. 3508 1] 7,50, 00 BT 00T e v, wlomsw OO 1,000, bob e
bt ) FIEWF Mart gage Trust, FI8, Geries
PR Mt Trwst, PR, 3 ries WIHEE T, I E3E UsD 500, 000 sonlse am
WA B, WA D ILHS 00 DA DY e
B FRENF art s Trust, I, Suries
RAF otz Tk, WOW, ML LE00m 30 sm  poy S C w41 UED 500, bl dEm am

1 08 BNV

BT

65/123



EDINETOOOO
O00DOo000O000oo00ooOoOooOo(Ece264)
OOoooooooooooooooooood

JPMargan Funds - Income Fund

5 85 frilal 2R (ReE)
2p224F6 A 308 By
ERE- WREL
L% o d
-t AR RE/STSE BE L FL) WA B AY AE/HTEE WE G EL B
PR Wartgage Trust, PR, 5 eries PR Hrtge T, PR Series
W T, 184 004 ik} 4,80, 000 STI50B DO AN T, MLENISWENE DD HEL. LA R
LT FRENF bt gage Trust, I8, Series
FIEN Martgage Trust, PR, 3 eries MEEW T, 1 1T =] &40, 000 arn am
WU T, 18 k1] 7,00, 000 L5 47 00D annaiem
et FRENF Matt gage Trust, PO, Series
PR Martpage Trust, PR, Series WEEILOC, e 1 9m =] 15,000,000 14,4751 LIS
IS T, 1M 1T ik} 2, 500, 000 4L G DO s
UL FRENF Mart gags Trust, FIE, Seriss
FRBH Wartpge Trust, PN, Series WENE T, AT =D 2,540, 00D 5,656,513 1w
WA 'L, 144 345 ik} 5,41, 35 5ELEY DOS 355
T T P Wortgage Tz, PR Series
WO kg oty PRSI e e g g pge DS T, widsmosens U ASDED 4IRS LM
gm 13 ::t’f; ::_ﬂm!‘ FIENF Wart gags Trust, I8, Siries
4 162 HEEIE T, 144k 4 207K =D 8,875, oD 3, 253, 35 [N -}
ﬂm':? ] t:: ﬂ“ wsm, UsD 7, 500, 000 1,378 0O i .
Be Tnust, T8, 2 irles PR Hortgage Tz, PR Series
gkm;:g RN ) UsD LELON  L@YEE D05 ypan T owus im0 B 70,000 6364,7%5 006
PR Wortgaps T, FI Series
4 i} e
Hh‘t@.?hﬁ,m Series Len s 817, 000 3, 90, 558 Lo EEAE T, Wk RIS =D L 466, 00 £, 320, M5 1
DIEL T, )0 I FBE g Trus, N Series
FIBN Nartgage Trust, PR, 3 aries WHE T Ml usstcom T MWLM LRIMES B
WIHEL T, 1M LT UsD T, &4, 00 LU0 00F e e g }
tgage Trugt, PR Gerie
/12208 TEE T LB TR 9, 633, 000 36T 009
FRONF Martage Trust, PR, 3 ries PR Moriage Trust, P 'C, bl
MIAE T, 184 1sD 3, 50, 0o 1,900,712 003 ooy o D 8, £07, LGD B4l 5 00
kit ?Em Trust, FM, Seri
. pAge " EF1EL
FRBWF Martpage Trast, FRN, 3 eries bt
m:;: T, 101 80 USD G, 290, 000 GELW 00 :::fm:zls [T TR ] =1 wooo,en IR0 15 Bl
=/ .
FIBIF Martgage Trust, PR, § eries gw’:fmm r T RSy gsmWs LTI R0
RLE v T ) UEDH 5, 500, 0 CRELE LA ) i el ¢, MU
B armm“ ' USD 5475 BV 1S5GS 1A
RIE Mot et
DIHL T ﬂt&':?i wum U LE000 L ELHE DM Pt e Trut, P, Series
T WIS G, M LTI USD 00000 L6 LEML BL7
mie T, LSRN USD L, 03, 000 mo. %0 oo O ,
Y HE L AEP g T, B0 W L 15,300,000 3LABEGE 03
RN Martgape Trast, PR, Geries E“wm e, B Seie I I
WS L, 1ML 3 EME UsD 5 090, 000 4, 08 580 D005
Sy IS T, 418 =D 19,852,380 IBABAME AN
PR Wartpge Trust, PR, 3 eries FOE ket Tnet, 1) B0 ML e 330, 416,504 253,05 080
WG T, M LB USD BOE O 505 m nop OB IENE
wiaa FRENF Mectpage Trust, [0, Series
FIBF Martqage Trust, A, Turies VIS EA', 1444 0,15 BSD 15L, 099,228 LiLAi  hE
W T, 1436 UED 135, 000 W, @4 0op 0NN
#1105 FIEWF Mectpuge Trust, [0, Series
FEIF Wotgage Tnot, PR, Series =D 3. 75, 0 B - WA I, 1M1 =D 265, 500, BEZ 1, B4, 50 [} )

DR T, W) s

1511/

66/123



EDINETOOOO
O00DOo000O000oo00ooOoOooOo(Ece264)
OOoooooooooooooooooood

JPMargan Funds - Income Fund

1 T ARG AR (i E)
2p224F 6 A 308 Bl
ERE- WREL
G =
] BE ANSEAE WE (REL) WA T AE  AR/GTSE WE CREL) B0
gmhmm'h:iuumm USD MM 3,105 0 ‘:';'!“;'ﬁfn?}';;" BEAR e 1y 560,86 M am
Emm" DM e e LU D ﬁﬂ'ﬁfmﬂﬁ“ M 0,410,758 s LM
B ortg Tt 10 ', WAL aee, 10, BNDIERIBVES USD L1SIT4m W LM
USD 103,880, 00T we,ue  oop TR ' ]
03 3 Y . MK, 10, FID, TEER 16092080 USD 47, 260, 5L Lo am
TH T, M i .
i UED B0 CEE U i T X TR R T
RBE Wtgge Tt 1, Seris |
DG TH, w0 1L UED 127, B0, 31 5eh, 26 0oL :‘h&:‘ el WIHLD M0 =D n, 543, 350 356, 205 (1]
F3F Formage Towst, 10 'RE , 4L (WA, [0, P, Serie 13500, 5828
T , v L
:;I 3?“““;” . Um0 TR o USD 17,5615 NLHS  AM
1er Commeications ngs T8, 10, FRY, Series J14-110
L, 144 505 B D BLOD LM s nig O TLEM S USD 488618 R
Eﬁmt;:*hﬂﬁﬁ Hol dings LED £ 24 000 4400 B 005 TR, 10 FRNDADRIRTL IS USD 10, 603, 166 1 I
et 208, 10, PN, SEES 16047205 USD 2132, 91 L@ 0m
16T LOEmEEat1ms b q =]
UsD LE,00  LO6G W n.0L e, D0, FRY, Seriss MI4-LTL
ﬁ 1444 Lwn:: . Lo 15/ USD 20196, MWLM LW
i el &, 351 @z 00D “'ﬁmﬁf:,' Seriee MRy g WL LW
I BIN IR0 ' :
Eri,nﬁn?;&nm]' WOIEE o amom om0 :‘,"”wg]* M Sl AR ey gy gy BBEST MM
Gatoe, o, WA ROANNE  USD LL10,0W0 L0, 07REL 0D wlu mf“m p—
farse, be, N4 L7HOUNDY  USD LIS LELIE 00 e USD 17,336,579 LML am
E‘EEL%TL L T 1, 080, 000 me 0 000 FEK, 10 FNDDREIROYEE  USD 3136338 LI LW
BT LLC, L6dh 4T |50 USD 5,85,00 @056 0.0 iﬂﬂnﬂﬁfﬁgﬁﬁ WD 1310 b Ham
:E;gpluihdmhsu; b W e UMM LELOT 0N BN =D 63, B0 ws W
Cloa] fstruiry Sk ims, e a8, 1. i, Seriee ML yn s WET LW
" S8 OIS " U 1,370, 00 WI,EE DOl RN INBS '
0K, 10, FRY, Series MI5-18
:]'5;: hn'm:r::us'u T &0, 00 E3LE0 D00 [T IWOVEST L i e
U Kart uge Loan Trest, 3 aries OM, 1L, P, Secle MISIR0ARE o g g g HWEMS  Am
vk g ool B 100 0 000 NS ' :
- A, 10, FRY, Seris MIE4E0, 7058
:ﬁr:h M i DRI o o0 am 0o ; ) 369,011 Wus e
- W, T, F, Serie 15590, SR8
muihm‘zz““ MEUE ey 1§, 852, 0% wLas o 00l s =D 7. 605, b6l e LW
GONA, IO, FRH D LTINLADESERET  UED ¥3, 399, 580 w0, We onnp DA IO FN, S MIAGL G 13, 732, 758 MEBI LW
OM N, B Sl NUHOE o ) g 0 492 o mﬂnﬁ; Serie S1E4%0 5
i . h " J N  EELE .
w,ml. e S 8 BV =D 1,000, 573 LM LM
1612405 o e TERDID e, 0, P S WIS g LEN MM
S, [0, FRNDZE A6 USD 12, 829, 557 45,70 oo O IWILESS o )
308, 10, FR, Sertes MIS-105
ey s SBUR e 52,20 WLEE LI | e gyt USD SIS LR LN
e, 10, FRY, Seriss MIE-115
?"‘,l ".”'s?" e MRS e g g m BO765 000 e e ® USD 105,536,380 563638 OM

67/123



JPMargan Funds - Income Fund

EDINETOOOO

O00DOo000O000oo00ooOoOooOo(Ece264)
OOoooooooooooooooooood

1 T ARG AR (i E)
2022iFg BB D

BHE- WHR-

G =

B2 AE BESESE ME (HFL) WA HRR A AR /GTSE WE CELEL B0
OO, B0, PN, Serses 01615 0L 19 e, 10, PR, Serves TIIT-1T3
et USD 15,5 L8 LT N Oy B oy o USD L1676, 34 BLET  nm
BN, [0, FRN, Series MLE-L20 B, 10, I, Seriss D17-250.608
, ) 7

L TTE Lt UD RTLED LUTE RN e USD 12,009,320 gL oam
BML 10, FANDTRIG IR USD ILEA, TR WLED DL OMA N P S UESONE o oo mat BA
ﬁ:‘ﬁ%:h%“ T o amws Lwsw o :Tﬁ]] ar'll Seriae H17-150.6%8
BAL, D0 0. RSN LEMREE UED LG WL, 0E WLLE DO EOYNE WD 11,390, 8L HaEL BN
W, 30, Y, Series 2016151 075 W, T, FRY, Seriss B17410, 658
el UD WL LELEE R g =D B, 300, F27 WM LW
GML, 10, AN TN ISRANE  USD BROR L SE0 00D OML I, Seie @06 o - s am
m%’m'z?” MEE ey mmLm WLEE 00 m’%"m .
: T, Srie IR0 “ems LW
ML 10, T, Saries IMELEE e mopggm o mnae oo WRER O
0. RH 16/ 12/2067 T I R, S DR alms nel
i T L. . - . :
1609 ' Bt R R T ITE —- —_— I ——
CH, D0, PN, Series 2U0G-117 0,55 1D 3, 5, 76 2. 130 L e . ]
161 30T (W, 0, FRY, Serie 17720, 6308 =D 14, 514, 357 L, 578 AL L
BML 10, FAND.TEN LROMERE USD UL 9,6M GRUM 000 ROV ' '
BN, 10, FHOTINIROEGET USD 10,3, Em 0,0 D00 W O, P, Serins UFTORS — s m
OML . B Swie MUEOAGRE o, g e asap o HOWE
1802050 O, 1, Y, Seri UI0ERE | - -
o, 0 e AETLNE e gy g maase pop WRER
IR 1105 oW, T, T, Seriw DTRRL.TIS fy—— it e
O, 0 FO S RO g o wrge  pg 0NN -
1686209 ' ' T, S0 P
CH, D0, PN, Series U0G-52 0LGIE 1D LT T 58 0ol PR ' :
IR ' ' T a0, R S IR e o I
oW, 0, PO S NEHOTE - L e ' .
IR 10 L - 0 e, 1, PR, Seies s f—— T
L R TE - gs o pg BN I6E6 ' :
1G/1E2051 ' ' L
oM, I, 0N ek AIEH LB e g g mo,wp o WWER
IR0 ) (W, 10, FR, Sarisy 134 0, 558 =D 5 329,791 228, 516 ™
Gk, 10, i, Saries TT-106 LIED 1§, 985, T8l Ta8, |5 0.0oL Bwag
054 LG/85/ 205 10, Sl D0 —
DM, 10, FRHD SN LA/MEEREN  LSD BD Y, BI6 WeAE DO YD ' :
ﬁ:‘s&[?i’:ﬂfa?w WEWE ey gometm L464m DL :'ulw%ﬂml wrisdIERUAR oy gy Limen  Am
mﬁhmzﬁm WMFUE e 12, 731, 61 oTmE LI mlg'mm' fori DIFIE0.EW o U, 226, 56 HLES  Lm
mml'“ms ,Ef;i‘,"* MUHE ey gmsm ;4 00D m&m. T R Y T RTL R T
m%mf;’“ WMEE ey B, 643, 340 5000 mm. SricDBOAM o meswr LB AW
:"‘! 'E :.;ﬂ e AIFELAE 23, 130, 617 e oom M . Ensln Sl SR LU 33,012, 680 LIEEMS LM
G, 10, P, Serdes MUTUIL per g o o pop ORI PR Sele BUAR e g g g ReE LM

0. A58 (RS Enes

0 BREN 1R/01S208%

68/123



EDINETOOOO
O00DOo000O000oo00ooOoOooOo(Ece264)
OOoooooooooooooooooood

JPMargan Funds - Income Fund

¥ 8 F (WAL R iRE)
2022iFg BB D

ERE- WREL

G =

] BE ANSEAE WE (REL) WA Qe AE  AR/GTSE WE CREL) B0
WA, [0, PN, Series TLG-LIS @88, 10, FR, Seriss DTI-LAL
0. 1126 18/00/2000 UD W LTeEE b e USD VLESLML  TIRLWE LW
NS, [0, FRN, Series DIL9-144 e, 10, FRY, Seriss OB
ity UD 13,480,309 MLEE  DOL e USD M. METSE LGMEER LT
:‘:'m ;m:“ e e pmwy o sonms oos W :ru,irn. SrEMELE e gyygne 4L LM
fﬂ, n El!. L L T T T m ]T%. rgu.::iﬂ h;;;';nl: VD 1357962 BLEM L0
O, WL S UNE o ne pe g LESIEI/ER L L L L
TjA2881 ' o oo, TP Seriee MM b s namaET AW
L R . T T - B AL '
1A% ' s DML I F SerisMOPROSE yen g gsmam 00S
Rl X T T 1 m‘fﬁ]’ﬂm S
d o ' T Tl

BAL, [0, AROSOTEIA/MAZ06E UED GLESAIB 490 D04 ROUHE e L L
NS, [0, FRN, Series D0UELIG a8, [0, FBN, Series 20317
pprr Py et o mmus Lmeen oo (RSN WD 73707 40ZRTI LM
m %:?z:?” WYy e 0 ELE DAL m, J.rlsui i AR o e n Lmes A
;‘:’T‘mﬂiﬁ.ﬁm’“ UL pep  wommEm R I4ER DG mm' MriedHOI oy imeWETs  LBLEM AW
B, 1, PR Series 0ER-L14 8L, [0, FBK, Series 20340
I ook T v uszsmwr e oo (GRS USD 13,068 EE BERA LM
oM, T, FIY Series T-11E0.% a8, T, FAF, Series 20050
adud L LI UL TNT S BT U SROPLTIS SMEEL AW
MY, [0, PR, Series TOUE-LLD I8, I0, FBK, Series 20354
o o UD  TRELTE S MATE D05 i USD LmmESRL LLMELEE Bl
W, 7, FY. Seriss 0 .31 @8, 7, FI, Series 056
HMM 1 }*n] ZE, 44, 656 1, &6, ZE 0.0z 1L UESS lEhu’Eﬂ'l =D 51, 48, AL 3, 3L% 6L [N ]
mﬂih{mﬁw WMy momem LT 00 mm' Rie @I cpgmame 4 ML 005
::{ﬁbih‘mz:zw MR pen  gngssmr L0 D12 :"m;;f’*m“' SrleMLES  pen  jassnarz s LLe
ﬁ?ﬂﬁ;{i“ WEU pen psamnsm s WL 005 m&m W TENLE pen  jpmawe LIBLEE Am
O, 0, P, Series 20 0 55 8, IO, FBK, Series 2014
s UD TERLLN AMREE DM e USD 12123, 56 eI LM
mm:h:;"‘z:?“ WFUE e 75,413, 6% 6,135 786 0.0 m&m' Srie N0 17, 450, 476 LG4 LM
WK, 10, AN, Series TO0HL45 e, 10, N0 EEEIGOSIN USD LWOGSTIS  BTRLGA 09
0. 72N 16793206 uEo U, &8, DL L M1, B om D, 10, MD.M]E.fIIJ.FaE =D a7, 448, 55 & BLE 313 [N ]
GG 0, P Serie BT o e e e ge g g T8I0 PNOSSEIGOUBE  USD  MEEMTIE 155600 016
0,908 1/0/500E < i OB LI o oo e g
GL 10, P Series LR e e omp wmose py O
0,953 |66 P, 10, m[l.im]ﬁfn."ﬂ =D 15, 408, 366 1,014, 319 [} ¥
Y, 10, FRH, Series 2020158 e, 10, PR DO IBAMME  USD  I00INME LGS 0B
0.7 W/EI6E U lmisEs o BELER . DOB gy o ANLOMSISOVBE USD  GLOTAAL SARET LM
BN, 10, PR, Series HINE-LED en, 0 PHOAWEIGNYME  USD LM MBTEE LGS &S ALl
1,113 18/10/2862 Ui EEeO0m AWLEE DD pig mm0mEIMIVBE USD GLIM BN SISLTH LS

69/123



EDINETOOOO
O00DOo000O000oo00ooOoOooOo(Ece264)
OOoooooooooooooooooood

JPMargan Funds - Income Fund

12 8 A ilal ZORHE (RE)
2p224F 6 A 308 Bl
ERE- WREL
add =
HRaE AE  ANGTEE ME (L EL) WA T AY  AR/HTSS WE GLEL) DA
WAL 10, FRHL I I8/1L/I6Y  USD LS00 L7005 .03 GRA IO Serses UL GO 3B
AL D0, FRHDSUENLA//EMD  USD  LILAGA 052 TGS OB MOS/MeSL L L L L
K 10, FINDETIN 1L USD STLGO,5I 4 L0 D05 DM 10, PR Serie HIF6 T
DAL [0, FHOEMEIOSEIG  USD  LOLENSTES L3, LA D4 AG0E 2WULOMD - L mm
MK 10, FIND.GOINLMOSAZEE  USD BS.U60,6M  LELSZ D03 O, B, RN Seies 26 .
GANA, T0, FRH D902 LA/LL/E06F  USD L7, 3, 9 L@y B 0O AE Dt LA, o :
GAK [0 FNO.OEBNIS/0T/Z6}  USD WA ZO, 17 10, ET, 66 0.0 O DL FR, Serig Mi2dE W
WA IO FHL MK LRLLEEY  USD TR SE B G E3 L 007 LS 6URIMG WD L35 HE L
GaL, 10, ANLEONIWILAND USD IUL4E LULEE 007 DN DLW es@R WO o p—— -
GMS, 10 FRND.SAZEIG/ILESGL  USD  SREOED 5,MA L2 005 WIWFF:I';_ -
Y | Gerie
?u. u,asu IR o oean a4 00D E‘;]*E"fmm S 2 285, L5 2L L0
GHA [0, RN LT MMM USD BRMLIM Tome M oor DMODLAR GeigdBRCW o e pmm am
oM, 0 St LELOBR e g lema D g e aE T
/125048 ' ' : wirs
oW, 1, F, Sorias 13 0B LE DB =D 4 643, Dh3 GL4, 558 L
11 Ve LLLES ED LTEEY O DOR gy CDET 3% EOS10/Z051  USD 2,300, 503 LUDSBd 0w
. OW, 1, FBS, Series 201100 BT
ma;ﬁm e g D 2823, 20 WL am
WA, 0, FEN 'ES 4 7058 .
:II, n, :Il, IS e e e LILET L gu s IS0 0,066,656 4,208,050 004
mf"“ri LISV (D D R L T uzn.-fwmgm D e BT LLWEHT ML
v : B W o, 0 Seie SR T
mn;n'mm iR e gsennma L TOEEZ DAD LW IEEE =D 0LB, 15k L
W, T, B, Serie D155
ma;ﬁm wERINONE e pseme 0, B50F D09 455 W05AM o & 5L, & L L L
O, T, P, erie 01897
?"‘E o "M';"' S IEBLEE  en  pcommn  15,07,22 005 4 SE WONMO e L L L L
BN 10 FNLTINRAN USD MM ER LmLE  nor e NETE W g gaman w.m am
GO, [0, FAH D G185 | 606/ E06 LIED 40, 43, 666 1, 416, TEY 0.08 e, 1, Y, Series DI 'ﬂf
GAA 0 FHESESINONIM  USD  SLTRBM w2 pm el B USD 2,807, 662 BLIM LM
FiMA 3.5% ZO/DE/ZMZ USD LULEE LS LI g by Swideha W
FMA 3. 5% Z0/OWZMZ USD LALI  LESAE 00 oo WD WIS LT LM
uiznmss o mw om0 SN e w o oame s
- 417, ) - B, Seri TIF53 W
QUM 5% 20/07/2050  UD  MLESAM3  SLMOSE 555 g ym ume WD RDTAL METH AW
OBk, [0, Seriesd B’ L4 : .
1G85 U s Lssae oo WA LRSI T wm omoms vmms e
i TRV R w;ﬁl LIED L7, 673, 1% 3, WA, X0 0.0 A, 0, RN, Serie AREY ' - p— rp— s
e 'iﬁ,f“" weEW B 2, 845, 600 gLEE D00 LUE RWNR ' '
gy e OO, 0, Sele 2D WL 3,244, 8L I0EDESEL LI
B, 00, PN, Series OLT-M0 A5 UsD | 51 11 — nop VS L , 6O, ,
RS s 57 ' ' -
L‘“ S Sainbid oA, 10, FIN BRI USD L34, L W1 L
L ETLER N &
1. 58 TS D GWLEN wwp oo MR B IS EOR T 469, 54 SH AW
R e o samem smLE 00 M. 0. i 20010 ¥ oy s LAMTE AR
W, B, Series AR S i :
S, 1.8 Sy USD 40,92 mhas nop W BB s EHE K Lo gy gm0

Wi Forl e O

0.3 160

70/123



EDINETOOOO
O00DOo000O000oo00ooOoOooOo(Ece264)
OOoooooooooooooooooood

JPMargan Funds - Income Fund

1 T ARG AR (i E)
2p224F 6 A 308 Bl
ERE- WREL
G =
Bs® AR ANGTLE BE (R AN B AE AN/STSE WE GEFL) DA
m'il,‘:]'sf““’ WAL % open s 5mEsE 0.0 T:,ﬁmﬁr:g;mau&m Yowm e L™ AW
m"’&ﬂm&"'“““ T 5,33, 010 B 17 00D mlm'j“ W 1 505, 563 BLEL LW
B, D[ WIVVDSL USD MEBLAR L0578 D03 OM W AN Seis BE1D
R B S L pppterte s 5, 176, 576 TSE L
by LD L9, 162 WOTEE D00 e i I
ow, WL TR CW e e e o s DS LV VA - = o B
L33 160526 ' n M!m“m"“ ¥ & 862, 3B BREM LM
MW, 0, FR T OLEMGEW USD GREILE 64T L0 0O ;i .
o, 00 I LG GLNG USD 8, 541, B4 G, o4 0.0L L
el L bl (€% 10 =D 1,932, 340 LSS LAl
M LIED 5[?. 3l 33. 11} 0.on w“_ [L m Series MO ':“'
T anm R K AL fIN RN
AL 1 ' ' , Serie
gy s e o :,i! m e USD LLETOME  LAM WS LAl
458 T 55 ! : wits
gy g i B ﬂﬁrﬁ, o o S0 GRGLES  LMLET AL
ﬁlm_ —— ' ' T L WD SLA0TTEN BAIRIM LM
il -
UsD 3,717, 50 WOE5 D00, I0, FRN 'GA' ZATOS
ﬁsm"“mm” L §,441, 15 W5 57 0.0l lmﬁ?ﬁgﬂm ' LTI B,
1.4.5;:11:.&:? s ' ! ' mu ‘,;;'El =D 77,700, 7EY BEEEIL AW
m ah:?m:gm usn 542, 0 BGO,ME DL oGm0 FIN OB GRIGAOAME] USD BE1IZE TMLMI M
: . W, I0, FEN 'SA A7
mﬁ L RLT LS I R— 00 T ora i USD  LM4,353,665  15,TRLOM L6
S - QWA 0, FEN 5K AT
Ei‘r\:ﬁlh“ wn W oW e 9, 4 470 000 ngm“ =D a7, 030, 460 T, 533, 030 [} k]
. . o, T, FRY, Teris 1643 T’
m mmn,ss.mam-s VAR o LB MM DB LUE NS =D 1, 864, 588 HEL Y
M, T, BY Srin D510 6 O, 0B Seis UM W e gy miEL LM
¢ 156 08 UsD L, 59, BT W3,E 000 4B N ! :
0, 1, Y Serie VEE oL I, B, Sri DB B e g gy mLE0 A
iRt fon USD ILOTTIL LA 00D G0 DMONAME -
D, 1, Series NEHIR W 158 DL I, 8, Serigs DD R 1,243, 579 WEH L0
i * s o6, 1 BN DO LS 2MAN '
- L, T, PR, Serie AO0E W
GeA I M MIVE/EST USD GROVREL L0EOEE LD g USD ILAI6EL LEMZS  0mM
M, I, Y S DEED 6 -
1,68 06 U L anEe  nm E:"‘mm 0T o g LW A
i, 0, S Series G- E
rp Pyt by UsD 3, 36, 45 mLU0 D mlmm mHE T 3 660, 370 sz Ln
B W2'OLEEINIOIIEL  USD 5O 6B 4400,UE 0.4 e
B R LBVIMINSL USD LENG0 LODSR LU mpmmie b 26T L Him  am
W, PN, Series 2006-71 00 i
m lﬁTl.lm;m [l}1} 56,91, 6 1, @5, I 0.0z ﬁﬂ%ﬁ?ﬂ;ﬂ" W =D 1,734, B6B 30, L9 L
W 0N Seis DEIE W s s LELEs nop A IR OCSE ATOSK o Laews ramms am

4,478 I

20,9, 151

71/123



EDINETOOOO
O00DOo000O000oo00ooOoOooOo(Ece264)
OOoooooooooooooooooood

JPMargan Funds - Income Fund

1 T ARG AR (i E)
2p224F 6 A 308 Bl
ERE- WREL
G =
B AR ANETES ME (£ EL) B0 B Al AR/SESS WE GEFL) DA
O, 0, PN, Teries BOLR ams I’ OE 201272050 USD LOTREE LB LM
4. 00 006 0T ten L ALLEN 4TBE OO e 7 nmoa WD D TR TLEEL LW
mlﬁm;mm-a Toum manam msI 008 M" W e 536037 ETISER AW
CWL, 00, PN, Serues 2013-3 %' A 'H' 2.5% 30873051 UsD T 760, 07D 5, 350, 510 [N -}
11} L3, TE BE 000 ' '
£ T o i OO TH4BAT 4. 56 2/LLAIME  USD 8 662, 66 5ETLEE LM
O, T, I, Sertes M1 W WA BFI605 5. 5% T/05/I048 TS0 165, T0R ISE0 L0
11} LEL M LRI LI -
L4550 0L . (L BBAA0 4 BTN/ USD B2, 457 Bi e LM
i, I, PP Gerie NE-IE Ga Daidly Operating Ca. 110, 1824
A ) UsD F, 3, 60 LR b T =D 273,000 WhLEL LA
EHM, D0, FAR. Series 9B W
i U BRI LU D ﬁ‘::ﬁ’ Trep, e e B yop Samam 4EEED RS
Mo, 0, AN i 0T
& PR TP UD o sESSI o nGue ooy Qe T Sns TS 150, 5% MSER LM
it el T zamem Wm0 i‘};m"““ﬂn e T
CHML, 00, PN, Series 2010-9 SY :
558 SRS USD DA ADe 3406 TM D03 m;l;;;'"' Bibwtn Ml 8 o jpaman pMsm0 0w
M, 0, PN Series 2L 3T
07 Cesdrear Tire & Bubbar Co, (s
ﬁ.u;wﬁ;m;_ o L L LT 1 158 WL [l BOSE0D  GGELME LW
1
: i} 14, ®3, T8 1, 673, 7B 00z Grey Bserew I1, Inc., 1944 5.1758 T
uﬂmmm-u - oy s =D GBS0 4TM.TE 005
L 550 G v b, 58, ol he L mr};;”"" e, WALSES ey LU mE  LTILME 0K
cBs U 3, 047, 6 @4 0oL Gy Teleisian, Do, MWL LEIT M0 AMBWO 005
oW, 1, N, Series DETE W 1ss'aa ' o '
rptptel LD L, 40, g SRS D00 GrerTelewision, I, HOATH aLe AL AR
nllu, W, FaN, Series 2199 W 111/ ' o
458 SO/ U EL0E LW DO 'f;“‘ Litomstios, Joc., WS e, nqpa somse am
W, P, Series D165 5T TR/ el
:";"H w?:u:sm USD LT P DO 5 b it Tost, Swies -~ wer el
oW, 0, AL Serig DFE T WS LR ' ’ '
48068 Eryees Hen 157,49 LB DO m e Soritis T, i o 2 400, b0D Lo M
on, 1, 0|, i TEHN 'Y HUEE W Lant 1 ' '
1. 568 SR UED F, 78, 46 1, T3, e 00U (5 Martgage Seamrities Tmigt, FRY,
o, I, E0 Serie D00-1E o Hries JG-05) i L II=D 5,350, DO 4, TT4, 461 [N -}
Pyt USD LT LBESTE DD g
Ing ! (5 Hortgage Sacaritins Towt, A,
m:lflzﬁu'sfm ™ 265 LD 55, 81, T3 3, Wi, B DD S UMD T AT WL =D 2,000, Bon 1,858,510 [} ]
M, [0, ERN ™ LN (5 Wartgags Senurities Tmst, FRY,
uugmﬁu'm UE L. 168, 201 BAITEE D00 mejemipec D, WAGTES  USD 280,000 TR S
O, 00, FAY, Series DI TS N
4 1058 2GS0 LIsD 13, 044, 713 LELEN D00 5 yrvey Saitios Taist, R,
- Serie IISGCE D' A4AEH USD L555.000 437898 LM
mim"wm Ty 5, 006, MO WLOE DO g
ek, [0 00 mmeaimE UsD £4, 038, 307 9, 50,086 000 G Marbgge Seritses Tnust, PR,
MMA TZ" IN 2OR/EDS1 USD 1,023, 25 3,086, 20 003 Erie IS D M40 USD 5, 573, B 5126209 NS
@bl 2" 3 200072061 USD 1, 611, B 1,%6 67 0.0z WWHE

721123



EDINETOOOO
O00DOo000O000oo00ooOoOooOo(Ece264)
OOoooooooooooooooooood

JPMargan Funds - Income Fund

1 T ARG AR (i E)
2p224F 6 A 308 Bl
ERE- WREL
G =
Bs® AR ANGTLE BE (R AN B AU AR/GESE WE CLFL) WA
G Wty Searities Trugd, Serae Hiltom Domestic [bmt'u fa, B,
aEen T Lo suem nes o gms e nor =D 1,000, 10D B0 EI LAl
B Wortgae Searities Tust, Series Hidton Domegtic Upeeatiog U, I,
Eme T saggwme. VP LNBAIE LTINS b1 Vetachn =D TIO0IE  GGME LT
[ tortga Searitier Tk, Seriss Hiltm Donestic pematiog T, bne.,
IEH T LS e s MELTH IWLELLS DTy gnehm ] 1447, 000 2,006,188 002
Moetgags Searities T, Serig filtn Grand Vacations Borrwnr o agn, b TREE B0
DN T, W ETE UsD 4,000, 000 3,05, 08 0.0y Eocow LAC, 1A 1 OLRE/0N '
TS . thally Bneryy Partaess L, 1450 o 15, 000 BT AW
£5 ortgage Senritier Tnist, FE, Wﬂm
Series THES 0T, MMALARR USD £, 530, 0 s,m0, 7 005 Bokein be, MARSIVGYE  UED 1330, ton LanE an
e Wlgis ke, W4 LE NI USD 14,305,000 1226684 011
G Mortgge Searities Tk, Serie mmmmmmp BER e 5. 604, 100 I LIS
DIGE T, 15 LD L0800 3,ELUE 0.0 .
s [cahn Enterprises LF 4.75% WD L 500, 800 LADD, 3 K
© letpge Sarties Tt Serse ey LRI LS b e
DITLE E 1 8 I oo R o lohn Bt PRIy g nmms  am
E5 Wootgage Senritaes Trust, PR, ,
s;'n;;i;m:n W, MM UED 553,000 4I4H0 D t;ﬂg F;*;?“m“ LPS2K e LEIMD  L4ZRES LM
1 .
GR6C Pass-Theough Trest, I f‘;mﬁm' e WAy mpwe wasm b
Saries IR I L4415 USD 140, el o om o
BN *m‘]:"‘“mu:ﬂ““' iy =D 1, 855, 100 LEALUS WM
ulfport Energy Corp, MAA SR ey SAULIT 5 BLTH D05 HerCemsicbiss I 636
I T/06/ 2035 ' ' ' m.zm i - =H 5 o02, Bt 54GL M 006
Culfpart Energy Corp, BX LVOWRIE  USD 118, 571 L4, @0 0.00 & irations, Toc. 13158
Tttt Wt Loan Tt Y mmummm e e it L6040 LEOLON  mAg
WH WL o RELAE RIS D0 g e asisiyme wEp 108,000 GEL& AW
) Imcla Msrger Gorp,, L4447
;1;;7?;1';“ e, WA ST W60 NEGTE DT AU USD 3,90 LB4BEET 019
T———
Harta Gorp. (Thel, 14k 4. 1258 l:: Srie M0HE WL fm =D 3918, LELLSL LW
e UsD LGS0 LWL 003 ) . BLL,
Feriz E“‘ m'* ;: nnfnm; tEn LU SAHLEE DS e ASEISINBE  USD 45,00 SEEBE LN
::: & [mgls l"‘"”m v s, W0 LS 00 s e, e SRISASHE USD LLTOR 00 ILADREE RLL
T b 7. 725, 000 us s 000 ?m“f,’;?‘“ be, BT BUATS a302, 000  nosLs A
fertz Cap. (b LEROMBME E LD 3,200, 000 @0, mE 0.00
Berts Corg, (e} "m’?%“ e, B, WMEEE oy az5, 0D BLWE LN
e § UsD 7, 10 Q9,850 00
Ko Midstroan Operations L2, 1641 bmbootaly ke, €T WAFE  yop  fosem 4eioM M
: ] LA 6BOEE 0
A Rl 10 ]
Lo Ui v o Wi, e [, WO RS EM0,M0 4LEILED BAS
% it Qurstins U, W\ 19,00 3086w poy  SOMEN ' o
& 250 L3NG/ EA o i, e, BT, WAL
. hbe, BIL WAES 700,000 50507 AW
hes Widtrem Quotion: U, 14 oy 0, 100 mo w6 oop  SUER '
L?m . 1P, Womgan Mtemative Loan Trest,
fon Dmw i Dperating [, Tre., TE, Series 2065 W G USD 586735 55TRME L6
LIsD TE0, o Tab, HE 0.oL
14 55T 0150 ' ' BNE

73/123



EDINETOOOO
O00DOo000O000oo00ooOoOooOo(Ece264)
OOoooooooooooooooooood

JPMargan Funds - Income Fund

5 85 frilal 2R (ReE)
2p224F6 A 308 By
ERE- WREL
G =
et el ] AE AESESE ME GEFL) WA i@ A ARSTEE WE CFFL) BA
1.0, Mg Chage Comerrial TR Commercial Fortgups
origags Soitier Tk, P, Series Sacaritins Tout, Sarine 305 E,  USD 100,000 LOmEI LK
IRIE T W1 UD SO0 LeELEE o (LR
B T e Wt
1.2, Worgn hase Comervial Serities Tougt, PO Setes M-S USD L, 500, 500 50478 m
Rz &%.litnr]u.::h PB4 Simiey LSO LU LUGET DOE T, 4D N
VP 4 THE 150150 T Gomverciz | Mot e
10, Kega Ohase Gomerria] Seruribieg Teust, B Series M- USD 367,000 WEEL 00
Worigege Seoitier Inct, PO, Seriez UED 3, 000, 0 1, 8, 58 NI TN = ]
DEM TOLE 15 AL Conmer cial Mectpape
10, Kegm Chage Gomerria] Teorities Trust, [0, FIS, Seies USD 20,000, 000 4IEEE LW
origas enmites Tk, FM Series UED T, 067, 4@ UL DT amr-pE B o045 15T
TJ:&*EF:[I&,:# E:f-u m}a'nfm TPMIE Comereial Mortpage
L t Senrities Trost 'AF 1@ USD L HLIE Lm
bt vowitionTok, B} Jwcien |y L7, LE0ET o V@S
DVEF T, L4054 ! e T Camercial Bortgogs
;g’“ﬁ; S Senrities Tngt, 7, Series WU USD 4500165 LR LW
£ I T LR 1V
rtgags Serities Tt FY, Serisz  USD 079, 000 MLAS OOl g sl Cop., 1044, 6258
DEPL O, WA 15T a0y ! =] 4, 570, 000 5, BLE, 87 LM
JELD-FEN, Inc., 1444 625 Baiser Kluminm Garp., 1444 4 55
il 1] LO0,00 L W4T D02 e - D a1, 000 g1z oo
EE;E{HI”" Lé4 4. G2 i}=1] 155, M0 131, %0 pon FRC Bolding Co., 1444 4. 758 =D 700 000 65, 305 i
0L/a s '
f?.fﬁ.'rgu"z?m” WIS LS00 LUTER 0.0 Eek oliing IF, WSS 0 158 M0 RHLMD Am
ey Gkl Porr LL3BE G, WL 155/
. RS 153] 630,000 G 01, BE2 006 EeaftSeiseFoode G, S5 SN USD 551,000 RS am
1A Comrial br'mp 14EL, Ioc. , 1406 TSR LETLIRE  USD 11,935,000 10,TEROS W11
o L4EL, lac., 144810 SEIST0I/32T  USD 55, bl ALEm o
SeoritiegT W, Senes A5 UED 710, 0m 3, Wi, 4L6 0. )
v nuf:'sm o . Lawar Nedia Camp, 3,73 LRS00 USD 555,001 L
118 Coee sl rtgegs omar Wedia forp. L 61 1900208 U0 1473000 lmME 00g
Comr 5 LaerNedie Gorp, 481503/238  USD 000,000 L7403 002
Semrities Tngt, A T L0 USD LEL0N LML DM :
el R Lowar i rp. & 2% [S4L/2001  USD 5,00 MLIS AW
Pl ol Moty ﬁ;:ﬂ:’;‘;‘*" T, ¥ pen s nLes 0w
Searitie Tngt, A, Series 205021 UIED 14, 30, DD 13, 475, 6™ 0.14 iy il R,
LGN LR o 'm] M’;"" il =D 1, 508, 100 LaELmg  ne
PHE Comeriel s 151;&— ial Nart g Trust
SeoritisTogt, FIM U7, MALLEE  USD 1, 50, 00 1,4, 54 0o TEIL RS RS T,
e AN Series WECH AP SRS USD RIS LOSHS Am
P Comeriicd Mortgage 15 mm
" . Ldwm lortgae Ingt, Series J00-
Seoritie Teest, BN, Seies BIFC) USD B, M5, nm A, 78, 50 0og o =D 9, 554, 200 %, 0BS, 184 ()
N7, 144 e ) a.;ma
TPt Commereiel Mortgage Leve] 3 Fivaeing, e, IWAA.BE8 ey 14 148,000 1L0ERML L2
Sioriti Tnst, B, Series 503 USD L, 00, 0o M5, 7H D00 W -
T, 4105 Y1 ol I Finaneing, loc., ) . . .
Pot Gt i i _ =D 420,000 3ATLES M
ﬁ‘”:ihﬁﬂmm ;L UED LU0Wm DGRBS D03 ﬁ:’ﬁg’;‘m““"m BRI m 150,000 WBE 0

74/123



EDINETOOOO
O00DOo000O000oo00ooOoOooOo(Ece264)
OOoooooooooooooooooood

JPMargan Funds - Income Fund

S ARAL SRR G E)
20224F6 R 30H Bl

BHE- WRE-

S o d

HEE AE AE-Sm2d WE EFL WA aaEE Al BE/HETSE OWE CEFL BA R
Lithiz Waters, Inc., 1448 4 525% Wi Leags Plus Boldings LT, 144 §.5%
T LIED 4,5, nm 3, THA, T 0.4 TR =D 4 015, L5l 2,465, 511 [ ]
Lithia Motess, lInc., 1441375 Minerva lerger b, Inc, 1444655
/02 UED 4, 45, 00 &, (G4 430 0. ity UsD 3,500, bob 2,006 ™43 [} &
Liws Watim Etmrtzinmnt, I, DML BITD Holdew IT LLC, 1444 5, 5%
L3758 0L 1 UED 1,147, 00 3, 60, b 0,02 AL =] 1, 005, Do 1, 60L, 103 LK
Liws Watim Eotmrtzirmnt, Inc., 4L Margan o] ey Baok of Amsrica
585 15005 U L. 585, 000 LB 0200 Lpack Trest, FIN, Serier  USD 10, 000, B0n U5EL M4 LD
Liwe Mot im Bobetairmnt, be., ML WIS T 4 i et
B W UED LL, 533, D L1, 125, 442 0L Nargm Stl oy Bk of demric
Liws Wotim Eotrtzinment, I, ML Werrill Lynch Trast, FRM, Seriez  USD 170,000 165,118 L
L1 B UED L5, 573, m 13, B3, 18 014 WECT B LA IROET
Lunim Tednalagies, Inc., DL 5. E55 Morgai Sl ey Badh of dmerica
o/ U s 0m 1600 H8 DR Gy b Trest, AN, Series  USD 106000 LOOLWS  Am
Luwea Technolegies, Inc., 1634 & WHACIE T 45TR L5100
150 t=n 7. 35, 0 31, 008 Margan Tran] ey Baok of fmerica
Lmen Technalogias, Ine, 1444 Merrill Lch Trast, FRH, Series WD 7. 000, pon 6441 09 (4 1]
5 370 15060 LED 3,448, 0o 3, @0, 146 0,03 WIS T L ass s
Uadi zon [AD LLC, 1444 4. 1358 Morgat Sl ey Badh of dmerica
G/ T0EE U LABED0 LU OIS ) ek Tmst, N, Series  USD  LMOODMOD DGR 009
Madizom [83 LLE, 1444 5. OT6R WECH R 30 15110
G/ TS Uso L. 195, 000 WILWE DO e Sl oy Bak of Smerica
Farrictt neship Reaets, e, ML Nerril] Lych Trast, FIN, Series  USD 5,300, 0D 5200318 005
1.9 1Ea LIED 3, 75, 0 3, TaG, I 0.0 WIS C 4 @ LN
Frrintt (mership Resorts, e, 4,053 Morgm Tl ey Banh of dmerica
15/ el S Z4H6 OO0 D) ok Trest, FEN, Series USD LOGDOR  LTZRENL LW
Famadurets ubil Lif s Innpance W4CIE T A THIR LATROMT
(o., FIN, 1444 50775 15722060 vEo A0, o 13, 1 000 Mo Bl ex Bak of bmerica
Raffer, be, WWALB I5@WE  USD £, 344, 00 8,118,288 0.0B  Meretl] Lyach Trast, FIN, Series  USD £, 000, 00D 5400 L0E
WUIR Alternsative Losn Trust, FEA, W01 T 4488 15708/ 04T
Terier MG CNAL EBIA LED 0, e i, 5 000 e Staley Badk of drerica
EABGIR M| | Lyach Towit, Semia M40 T WaED 5,000, bon 4, T4 654 [} 5]
Wattel, be., WA SRS 19 G LIED £, 179, Dm A, 88, 535 006 & WIHET
Ratbel, Ine., LWL LTS OLORRID  USD 1, 213, O 1,088,550 000 Mg e Buk of desic
Fager Packaging Salutwons Haldisg Mersil| Lych Toust, PO T AMER USD 4,000, oD LEELTS Al
o, b 5.0 L5045 UED L3, #45, 0 L3, b6, BES (IR AR
Feager Packiaging Solutiwons Boldig Marpan Stand ey Baok of America
Co., WA 729 BOU20S e %o, 0 Tk, Ll Nerril] h“.é.h Trust, Fl:.:' Geries  USD 2,400, boD 2, DB5, 423 LNy
¥ Fonding LLL, Sectes 081 ', ln B TR
WA DT LD UED 54,10, D 34, 556, M6 0.55 ot Stat] ey Gack of dmerics
Nedling Borvower 1F, (444 10755 Merril] Lyuch Tragt, FRH, Seriez
N LIED LE, D&3, N L5, 3, k6 0.1 WAl T, LA 5o ED 4 760, bon 4, G0Z, 451 (] 1]
Medlina Borrower LF, 14405 254 [HUHEE T
\ T .

01/ 3 vso 3013, 00 1,407, b4 0.08 Margan Sl ev Badk of America
Kicrachip Tedunlogy, Lnc. 4. 258 Herril] Lyach Trast, FEM, Series
B0 UED 4, 250, 00 &, ThG, BT 0.0% BT D, M 4T UED 19, 905, 50D 17, bbE, M2 nia
Midas Oyl Holdings 110, 1944 HTECH
5, M5 15Masn30 = s, O h 5,5 i Morg Sty Bk of dmerica
Fikootinmt Cmmnicatimg, W4 Merrill Lweh Toust, Series IW-CE USD 9, @00, pon B, BifiL, @34 LM
5 958 15080 U e AT

75/123



EDINETOOOO
O00DOo000O000oo00ooOoOooOo(Ece264)
OOoooooooooooooooooood

JPMargan Funds - Income Fund

1 T ARG AR (i E)
2p224F 6 A 308 Bl
ERE- WREL
G =
B AR ANETES ME (£ EL) B0 BEn® Al AR/SESS WE GEFL) DA
Furgan 5tn b Bk of Merics N bkstris, e, B4 L0
berzill Doih T, Series 20MCH USD LUS 00 LTI4E 003 SUNHE =D 250, Do L
1", W 139 1R Mahors Industries, [nc., 5 TER
Izrwﬁmlu " 'frm“ D].-"DWEE =D 361,000 2I8 B59 om
Rerrill Lo Tt W, WALETS USD BE0,0M 5014 D06 Metimeba brtgse dlbis, T,
Th LK D =D L0000 LBHLEE B2
e St by Bk of i Moviet Corg. 61358 35400/9038  USD 105,000 LESS TS LM
beril] Lo T, F S i1} MO0 BB DDE R Cerp, 1444515 0LWART  USD 6,745,000 GONL1E BOE
T D, W W IR ICE Coep,, 1484 POLALOSENZE  USD BATOIOD  5ETSIET 005
Frgan St Iy Barkk of Meica OCR Corz., 10 5. 1250 15/04/0628 SO 7, 64, T0D G458,83 007
Ferrill Lodh Trugt, Sere BISCH USD £, 720, 00 5,807, 8T D06 poRCuny, 1844 123000928 USD 3,484, 10D ENTER: Y
', il L35 1460 -
e St by Bk of duric el Il b L% e gmm mm aw
frrill Loch T, Series ISGE  USD LL W0, 0m 10,8, LE DD gl b, DWW IYLAE  USD 2, 032, 100 L0587 oM
U7, Wl 1ol 50 Mtelis, [nc, &1 LG04/0  USD LR, R00740 LM
msl:*';;ﬂl:‘ {:.f! ‘!['lf,'“m . cutom 1weu gy "Ik b6 ST IV S U N T 1
LU Lyach Irgt, [ ol ] : [ew Albertzons LP 6, 625%
LY 15100 o epperde 15D 2,000 LES  Lm
:fﬂlﬁ[:rm% 'm;! D I T e dlbertems P 4% ORI USD 71, 000 manE LW
m i h S J v Alb LPEE0Ls 3 UsD 420,000 411,449 (N1}
TG E WAL R m.;j::um’m:.]‘ufiﬂ"r. '
Rurgen St by Bk of Mierica S AT SIS =D 1,426, 5L LTS LW
berrill uch T, Series20M4H USD L0500 TG, 050 OB AR
B % 155 How Rasidmt ial Borigape Loan Trut,
B2 . A Gews20EW WX, WM USD ITAIGAE LOLLMS o
Forgan St J Bk of derica L8 E0SE
;ﬂ[’lﬁ‘f‘ “ﬁ,”;‘;f;;w USD o STROW & O b, T 6B OURAEE USD ZOI0 LU 0
i Sl Bk f i Masell Bonds, b, 4488 DS4S0E USD B 740,000 BSN155 04d
brill oh oo, Y Seie USD GOO,00 L@I0R DM ﬂ;ﬂ}mﬂg?“' e B89y Lvmam Loaam am
¥ + W4 100 ¥/ News L 4 LT 1wm usED 06E, ton B, B5S, 571 Lw
Forgan Stanley Bak of dmric ¢, | B, 06z, 958,
Neill Luchrigt, ), FOS, Sl USD 2L, 299,35 mywe pop et lelia b WRSESY o e pzmme ol
LIS SN 1807/
il BersterMedin, Tne, 1HA4.TH
lrmnﬁm‘éu fqé?l [si'laﬂénhhs 1D Lm0, oo LW EE DL pn/mE CE ' s 18, 68T, o0 16,005 413 16
DI T 4T S CE ' _
organ it Gaptal 1 Tnet, Srivs - arme  pp Crmenipelhlie b oo g pmsm owm
DEE UF 4 0 1500 ' ' AL e e
Fusgen Stanleq Capital [ trest, P, Eﬁ:"‘;ﬂ fastig s &,y z, 100 Lu?  nm
Series WEFER T 405 USD L4, TILGE LI TR ES 014 R -
Iz Mo e ln WDy gmran samam am
mhmm{d [ Bielses Finance LLL, 1444 56258
Series WL T LB UED £00,00 7,756 0.0 LR
: e =D RITE 0 GOREDE 00§
forgen bl Capital 1 Tngs, Series M ¢l san Finance LLC, 1440 4 % WS 2040, 100 1 B4 810 LM
e b s SO0 3,004 TTE DM ﬂmrm o
WPLT LF, FRH B.5TSH JSIEELM USD 4T0,00 415 7R DM sanFinanc UL, 14A4.7TR | G LN AN
NI, Dne., D440 48 1510/ USD 1, &0, 000 1,184, 06 0.0z 1R0TEE L3, '
EL, o, 144 620 000D USD L, 0u, 000 ma,026  0.00 Choldingle, lae MAALISE o ooy pmsam an
Meller Wte Prdets, be., WASE e, LENOM 4 BBHD DO /e ' ' '
NS ' ' P Womglis Do, WA LES ISTUNE USD L464 000 LOTRIE 0D

76/123



EDINETOOOO
O00DOo000O000oo00ooOoOooOo(Ece264)
OOoooooooooooooooooood

JPMargan Funds - Income Fund

5 85 frilal 2R (ReE)
2p224F 6 A 308 Bl
ERE- WREL
L% o d
B AE AR STSH BE X F WA B S AE ARCETSE WE CLEL B0
- o - -
Wowlis G, W44 479 ALY UED B, A1, 0 §060,56 007 Par Pamacetical, e, WTH LN L LS
Novelis Carp., 1444 3, BTSE RS i
LsD 4,148, 000 3,180,1% 003
1508203 Paramoent Glubal, FNIZ5K o La2r w0 LueEl umM
MBS Energy, Dnc., 14443, 3756 2802,/ 081 ‘ L] s
ki) 7, 300, 0 1 B0, B no
152/ Tazs Faramaimt Glahal, FRN 6,375
s 17,290,000 L5, BMES0 01§
M Energr, [nc., L4525 | —_ pupse  pgg  VIEE
15/ME/TITE 4 o ' Perfurnance Food Groep, Ine., 141 =D 1, 934, 50D L 813, 553 LW
MBS Emarey, [nc., M4AD. R 4,315, 00 suns npy oS WIS I I
1502/ 2851 1 ] : Perlurnance Food Gooup, be., 1ML
) =D , 216, DD ILEE 0
SEL Excers SorabCallateralized in wm;ur" _—
Sotes, Serie DGRELS AL 146 USD L5707 L3, 006l 00y Perfemasee Food S B,
3 oes BhTRs £ 30 LR ,, = 4, &30, 100 LI07,EL LM
881 Encers Sprea-Callaterslized PetSaart, Inc, L444 4.75 =0 L4, 618, 000 16, 345, 7 L
Wter 'L, WA, SO0 LIED 28, 157, 360 26, 731, 106 0T psfamas
WEI Excess SpreadCollateralized PetSaert, Inc., 1444 7.75% =D 2, 348, 100 B,1LE, 023 e
fober, e DOMANE A 1M USD IS4 16 4 EE G 0.O ;ﬂiﬂiﬂ _—
RN B uwmmh I B e RO, W0 REMSE LW
ﬂE.u:ris SpreiCallateralized LD 28 B 0 10400 DB pilgria’ 50 P
Woler 'L, el LAME B IK0E ' T FRclietoep., A, =D 1, 576, bOb L5058 am
SEIFH Expegn LLC, Series HEHFAIL o
WA ¢ 2 TS UED 4,091, 358 LOATO DM Plains Al erica Ppelive I, A — em o oum
i 123 Perpetual '
Basis Petrolmm, Inc, L4 657 Hpe
e LED =0, W0 D507 OO0 Dl Filness ebe Izus LG,
Sertes M9-M R, WA LESEE USD 1,880, 500 L6783 oM
Dccidental Potrol pum Corp. 5,558 1D 7,920, 00 LW U6 00D (e
Ls-mfnm:m RET B P e e U W', G703 GO0ROI 06
ooy l k) L3, 000 10,190,713 DAD 4 %50 G ' '
Ly Planst Fitaias Ruler [imer [0 BI0°
?‘Eﬁ;}g’?m Gop. 6.0 1, 170, oo 100,85 DLOL R e =D A 4T, 500 LOLTE LM
A Peantronics, Inc., 1944 4 TEY
E!;I:’.aym mz:imm Corp. 718 5,8, W D06 IWIYBD UsED g, 062, bUD BOGLTS  0M
Ol Pl 2] Lspance Trast, ::::;Ew‘gm n:lms ¥4 UED LL363,000  L0,IGEBT LD
Garier MME-M N, M8 15E USD 4,15, 00 LEBAH  DD5 g r ' '
[I.:.'Eaf‘all‘_ﬂl i - NI W TR THIST, P,
0 Pincia’ “saLace Lnist, Serie WA ', WA 44T USD a0 000 JLMEIN RH
Sies MW T, M AXE USD L0000 MLID DL g h .
14107 WL T TSOER THIST, PR,
Organce RCo., 1AL 12T o (pomg i g5 mn e 0af e DEGD N, WM4TE USD 18,769,000 1B5M,H4 L1
20/ 04/2028 .59, BT, 1B C ' '
Organco ko, 1444 5 1758 v o
80/04/2051 v hTEOW L EnEE D0 tm:mﬂm Yoo msem names  an
Dutfrenk Bedsa Copiinl LG, 1ML %
e U 4B s @uwE  ow RABNS e MSTR m ggne e am
E-LE;?;;I:. Inc., A4 5 LD 0, 00 8 615, 470 o.or Emmm lac, 1444 5.6258 =D & 640, 00D b 018, 482 an
Desmg-Brocey Glasy Cmtaieer, [, i
ripbeil v LS00 L5 66 DO ﬁﬁﬁgw' e, WREE o TA0S,W0 GBS AW
Factiv Evengrem liong Dy, Tre, Fagt Baldings, bac, 140K 45258
(i}1] LT 433, 0 14, 012,08 015 ' )
4.4 1§ WA iy 1D EESL00D 4 BUS 6 008

77/123



EDINETOOOO
O00DOo000O000oo00ooOoOooOo(Ece264)
OOoooooooooooooooooood

JPMargan Funds - Income Fund

S ARAL SRR G E)
20224F6 R 30H Bl
BHE- WRE-
L% o d
et el ] AE AESESE ME GEFL) WA B A ARSTEE WE CFFL) BA
Posl Beldings, [ne., 1888 4. 5% Jmtader Prie duto Imuenes Bokeg
15/08/231 UED 40, 000 BOBE DD SwedEd T, MESNE USD 0z, 540 awmIm o am
Fresidn o ldings, Toc., 1WA LE6FR EUATES
LIS 175, 000 1,7, 070 0.0z
M %15, T Satanoder Prime duto Temencs fokes
Fretige Irands, [oe, 1440 5123 Tt Series MEHL T, WAGE  USD 363, 47 SEL4E3 om0
rap USD R L 1 o
Prest D, 141, .
e "':‘“‘ s e 560, 000 H4H8 LI ﬁﬁéﬂ“’“' BT w aeww numse am
From Serrity Services Bormesr UC, SHA Copoomi e tiote . EIT
mppepiorie usD L Y L ey .f@m terp =0 LE M0 LLETE AW
Prowe Jenrity Jervices Bormoes (UL, i
4 3318 TAB USD 0,00 G4 H4 DG ‘:":""I':I‘,'u"i:::;}“'“%' oy nme pEess ww
Pruertia] Fimecial, Inc., PR 5558 -
i uED 130, mo W ED DD -':;Hsﬁrltlrﬂu Go (b 455 8, 763, 100 TR
Rain CIT Carbon 1075, 14847, 25%
ik usD 20, oo LD o Seelt el MO oy g s am
rsm"mh:m“w” WA g Le 0w LULET L &”‘“E"If'““’”“ Mol 4,308 e, #0000 EL0E A
Bange Resouzces Corp. B INE i
AL 1] 1.5, 00 L3, 00l irm?};;m I, e, M4BT LI LuAMe  Am
el wuplL WASTR i LELON LuRSm D0 Sewe G Gk e o,
Bt o ity L L A i @E AT B USD %, TH, 563 L7a LW
o
Redical Canter Poaled 8. B8 LED 115, 000 WA, 162 000 .
| Gengata Tecwmlogies, Tnc., 1444 =D 6, 056, 200 5 147, 057 L5
esidant izl ssot Secaritization Tngt 437 54/
e 5 ENDS 1] 1, 1, 58 O, 000 Sewsats Techenlagiss, Tnc., W0 o ATLE LSRG LM
FHP Boeo] Progerties 2, FEIT, 1641 LTEK 1500/ 401 ' ' '
R 1] LT LT DO S G dwrias Bolings, T,
:ir‘ruwulwsmmmi.;w. S WAL 5,18 2503740 =D 50, 00D N4 o
SN LED L5, 443 00 13, 12, 450 0.4 3 Comerrial Bostpage Tesuritier
Fite hid Gorp., WAATBOORNE  USD LL, 30, 0o 9,30, 5 0.0g ﬂﬁ;‘“ WEds W oLmm o UED 3, 000, 500 ERE R L
Fite did Corp., AAIEIS1/ER  USD LELOW RWEE 00 L e e
m.;;;tmr LG 1448 ] 4258 15D 5,745, 100 5, M0, 135 005 §nE e ’ ’ =D 4, 387, o g, 678, 313 L3
i it Televizion Gy, Tne, 14
::dul‘. I;r:.p.. NG LA L, 0m W5,ME 001 ooy s OO0 3METH LW
' Sivies M Radio, [nc., 1484 5%
:;ﬁnu:;ﬁu;tm 1 TR . o5, 000 WLED DO mirmar USD AL 000 I5ARLGED 0.3
Sarkander ik futo Credit-Liskel Shrisa M Radio, [nc., 14448
wter 'F  ed 5018 [H'ﬂﬁ"mﬂ [11] L1, 546, 256 11, 444, 610 012 5/ 17 W=D 5 324, DOD 4,603 323 L5
f";;"‘m;fwf;m“ LT 518,20 50465 0.0 EE‘F:}:;]MI“I o WA g e wemes  ou
i“&"." arﬂi:trmls‘;m T 0, 145 R TR 31%?};? oo oo WAAIED ey e ssem am
i'*mﬁmﬂ?m":fm Vo ey 70, W0 g5 0 iﬁﬂ";};{""’ o WOAS e Lmsme LMz am
Sl M T M g o w0 g M w0 wem nmm e

£ 1115 15012008

LRk R e

78/123



EDINETOOOO
O00DOo000O000oo00ooOoOooOo(Ece264)
OOoooooooooooooooooood

JPMargan Funds - Income Fund

ARG ZHREE (&)

20224F6H 308 Biie

B ®

BHE-
S

AR BEEESS ME CREL) WA

Six Flags Stertamment Corp, 14

NS

WHE:
=l

Al BE-STSE WE S FL WA

Stericyele, Dnc., 1444 5, OTEN

L8 AN LED LSO 6 MM oor EER =D 180, 00 wLLe Lm
i L BT
:mg;?"”"""f e WEB g zmsom gmnsm o oom oo P TR m o pm smam am
Somis Capital LG HEIL, 64RO Seructured Aty Bt rtgage
AR UD IERED WO DAL e o, Seis 30 'WT USD L003,465  LTSES  Am
. LN 20
E;‘.:g;;am Frarer Go. S35 e 0, W0 DLW OO0 g estaoes
Specirue Brands, [ne, 144 9 Ivepmeats 11 Teust, PN, Serws  USD T, 132, 505 6,008, 304 [R[]
NN USD MBSO BBLIE  DOF  more tur o e
Sumsr 16 Bidea BLLE, 14805 5%
E:';:;;;mls foc., 1k 5.3 1) 419, LBLEE LMy =D 1, 510, bOD LML m
Sumit eterisls LLC, 14848 5%
:pm-:lm;, USRTTRLIE . OO0 LA 005 L, UsD LGN LI B
o Sumit Materials LIC, 1404 5. 158
mltm?ﬁmla T, IAS.B 540, 0 AHE DO gy UsD 1, 835, ton LEM 2  am
mdmim 1w mw mw o Seeraswen s umo
ink Captbal Corp. 8758 150N UED 55, 6ET,000 30, 64, 0W D MOEER ' 190
?:;nmm LIRS cmaow  Smom oo ithi, MALIS WD USD  ASBMD LASM] AW
Syt G, 105K 150034 D STLUD G enm  npy ivhit, MWALIE WD USD E30,0E 5ILT RIS
Speint Garp. 1.HER SRS USD SO0 5435846 D006 rlﬁﬁm”'“‘“m W SA0G,000 53501 LIS
Speint Gorp, TEERMOMINE  USD SLLO0W 33,100,0M 0.3 ﬁim oo Ptees I, 1641
m:;:&uq b WAAEE e angm L MLEE 015 by Partores [, S0 LT0EE LALLME BB
R Tallgrags Barrgy Tartoers LF, 1M1
ﬂ.;rmmm o, WARDE SO0 LEAEE D0 LW ifeams = LETMD L4 am nm
T Tallgrags Evmgy Partoers [F, 144 &
ﬁﬁg’g““ oz, 14Ty 9, 0 46 0O DN =0 1,050, o oL Al
i Tallgrags buegy Partas 1F, 160 B
T Teﬂlrnblul. T o o =D LEM0  LMRME Al
e Targa Lesources Partiers 1P 6. 58 : e
e e e U Lm0 LES4E 00 L S LU ?
. ' Targa Besomress Pertnars LF %
fé]".x TT‘H‘ m“?ﬁ“‘ m: I";'m UED L0005, ET i IsO0EmE =D 93000 ATORAD  BM
TR Tt P T A S B Resurees Pactoars (2 6.0 L0600 LOBLED M
wfmery : LED §10,000 56T, M8 005 S0LND ' ' :
TR Trigt, PR\ Series 20IF-RR1 e g e Iy somee a0
Wl 12H6 28 LS 15, B m,m ol . .
v J Il
STR Tews, FRY, Series WIHER mm";‘“” e g LATREOD  LABSTS AW
s by USD B0 3,6, M3 0L
ik T, [ne. 4 FERLS/0800Z  USD 1, 5860, b L4EL Bl e
Sadad Inbotriey, e, 14405 1S 1, 35, 000 1, 14, T nop  TE@M D= 5% 15/08/2028  USD 4, 980, bop 2, BE5, D84 [ 5]
Jmﬁm " Teefle, be, WLLEVIVGEE  USD LEGEOION  LADEGST B2
Stndard LA s .
s UsD LRS00 LLWEID DL mﬂm'm B W e e wEeEmE aLl
Standard bdutries, e, 16 A FEE
Tt U sERNN 4@ ow Seetherln SOEE g gomm wemm
Sgle, o, WAL SOWIE  USD LLATLON DETED  DID st Healticrs Corp., 34l 658
Segler, Do, MLILTS WM USD 458,00 3,003 00 gy W LLenee 163 RLT

79/123



EDINETOOOO
O00DOo000O000oo00ooOoOooOo(Ece264)
OOoooooooooooooooooood

JPMargan Funds - Income Fund

5 85 frilal 2R (ReE)
2p224F 6 A 308 Bl
ERE- WREL
L% o d
et el ] AE AESESE ME GEFL) WA B A ARSTEE WE CFFL) BA
Teret Heal theare Gorp., 1044 5 125 [EG-BercLavy Comnemidal Mo bgage
s VD mMeD0 RESUE DI Ey eiens T,M4 USD 4BILMN 4B LS
Tenet: Hralthiare Gorg., 1404 & 2 LM DR
15ASAA U im0 AW DO e ay 01/08/2048 USD L AEEE  0,MYEe AL
Tenwt: Bealtheare Cam., 1404 4.35% WES BUSOBE 5. 5% OL/L0SI09E  USD 2, 340, 162 L465E5 LM
i) 50, 000 1,1, 007 002 : :
0G4S . HES MADOTE 4. 5% IL/03/2050  USD 1,079, 61 LU M
Tetwt: Heal thare forp., 1444 & 573 (it ol Airlones B Teogh Tngt,
mmfm ) k1] 4,184,000 AL b e e D 5, 308, 222 LIMEL LM
Torw: el e Dorp, 104412 Mt Airlioes Pasr-Teogh T,
Eﬁ@,, o LD 4. 53, 000 4 WA EL DM Pt ypd R ) 4 146,711 LMLEl LM
nmeco, [nc., : . L
i LIEDH 1. 756, 000 1, 113, 410 pope  Oeited dirbmes, loe., 144 4 0054 1D 3,503, 000 3,158, 105 L
e MRSER g o gmsm g it e e WOES wLOs  ne
TeraCorp, [HA NIV USD 5793, 0 4,455, TES [INIH] T izion Gommni nc., 1444
THhile G4 e, 475008 USD 124100 LLW04F  0ID 5 pmosmms s sD 250,000 WES0 L
Tribes Corp., ¥4 4.0 SWAE  USD 3, 182, 000 1,555 0.0 ——
Tritea Heter Bsldings, Tnc., 16 "“"“’mm s, Lo, W ey LEIDMON  LTEEOR A
o3 0L/ 20 UsD f, 3L0, 0o &ML D05 GERE !
i T lorisin amertdes, be, W0 G s wn samEE W
:Tiu:%:w Tn., 144833 USDy 1,543, D00 156,56 0.0 ;::L?“iml - : :
i tRasm-Teagh Teust, P00 W',
D UL T T+ = B B T
T R a0 WLHL D00 WAMGOEEWT . "
i et Pass hrh Tost PN KT, 058, £33 u0sE @ LG
I';"“Tu“*“m logins, e, WALE ey L0000 EE D04 WAL HOE B0 803, 03, -
) lpstart Par-Torough Toust, Pl ',
]l:-r Tuh;ul:;us, e, WATLE WS 0N 10,@5 0 DL Nl 2139 BEAB =D 15,420, 15,795,489 L1
SEr lpstat Pars-Trngh Tougt, 2 W',
:bu Tecologies, be, ALK o 418, 00 LHLBN L6 KNI B 150 3,505,700 BLODEE M3
5‘?‘” pstart Pas-Trngh Tust, F 0",
:i“ mh:; *ﬁg‘mlm UsD 1, LA, 00 1, 50,67 0.0 M 1907 D4RE0 10 35, 660, W67 %0009 036
Opstact Pas-Toeough Toest, PH %',
Zmﬁﬁﬁ ", v 2,500, 010 LELI 00T ek I 1 AR s ST RE 46ITTIL 044
) aa pstart Pas-hrngh Tust, F 05,
gz;ﬂmljlr:ﬁ ':'::]‘ETI.T, =D 5, 35, 00 & a0, T4 DOE  pal 1.0 2 Py =D 100, T, 44E 10, 357, 386 ain
. Tpstart Pass-Toengh Toust, O 97,
) US Focds, Inc., 1444 4 75%
g :;;Lr:ﬁ l;:m:u ::T; mo e 4,000, 00 LR LM 5ot =D 2, £56, 00D LISnES  ne
15 Co e ] Wortgags Tt T U5 Feads, Inc., 1444 4.635%
pprin UsD s, 500, 00 404,08 0.0 ::,r]m:mau e =D 0, 00, b L L
05 Comecial Wt T, 0L i Rasarts, Dne, MABIR pon  pgmoan nseme 0L
P ferie203CI0 E G4EE USD LZEM,000 L BB (02 Eﬁ?‘mﬁ S Enils
JHEAE rity el Capital Lo
V65 Covwrial Morbgeg Trust, 00, Toest, BN, Seies M2 W, MW USD 1, 692, 55k 1, G55 43 [N ]
PR Series HIFCL 0 LR USD 43,441,000 mT, M7 nop AT R
JWL’ - T&W“""" be A0 ey LiAn000  LlLoe a
m B- L E-Jf
Trugt, FRU T, 4 AN UED 7,000, 000 61746 007 T Prpetic(f, B W4 SRA SUFLWD 4174 LM

101372045

Y05

80/123



EDINETOOOO
O00DOo000O000oo00ooOoOooOo(Ece264)
OOoooooooooooooooooood

JPMargan Funds - Income Fund

S ARAL SRR G E)
20224F6 R 30 H Bl
BHE- WRE-
L% o d
HEE AE AE-Sm2d WE EFL WA e i Al BE/HETSE OWE CEFL BA R
VICT Proger ties 17, RETT, 144, 4.526%, Wells Fargo Gomwarcial Mortgegs
1R UsD LmS0W o LETI 00 el 0OLBO USD RO0DMON 440L07 005
VIC] Brvgerties F, REIT, MM e
o005 USD L, 080, 000 BEED DL g o s
VIC] Properti L, FETT, b4 4230 Tourt, PR, Soriz JNECH U LIE USD 13, G20, ton 12,228, B85 11
B o0 UsD £, ™0, 00 B, 167, 20 0.06 [V
VIC] Frapartie 17, BEIT, M4 5,73 Sl s Fary Gawercial Mersmaps
lTe U 3, B33, 00O 55, 0m DM Touil, F, Sensd MHHCA T, w0 USD 18, 645, 00D 1T Ms 0
VIC] Prapert i 18, 1T, W4 315 L7 (4T
1R tep 6,613, 000 5 B8, 145 0.08 Relly Fargo Dommscial Mortgeage
VICI Progertie [, FETT, 148 3.97E3 Trust, Terdes 5CH DT, B4 USD 4,000, oo 1,774,535 LK
R UED 1, M0, nm 1, TaG, 162 0.0z LS 150
VICT Properties 19, FEN, 144 4. 655 el 5 Farge Conneesal berigige
wois Ui R0 LETIE DM o A e NST) ¥ AES USD 4TI 4ZILME LM
VICI Progerties L, FETT, 144 4. 053 =D 4 5, 000 8 47,45 n [ 0 )
15080 Wells Fargo Gowwercial Mortgege =0 805, 300 206, 129 T
Vists Cutdoor, [ne., 444 4.5% HED 17 260, W 9. W6 45 noe Trust, B0 42050 LA/ ! !
1882 ! e ' Wells Fargo Coameretal Mestgse
VistralperstiongCo LI, HAdS, % Teugh, Seciep JI-CH D0 LB USD 1, 000, b0 5,005,014 006
B UED 205, o 193, 151 [.00 B
Yiatra Dparations Go. LLC, 1444 Rells Fargo Dommsrcial Mortgegs
5. BI8K 15/0/20T U RTE0W 5450 DOF o m, Swis WS D USD IOSERMRE OSILETO LD
¥istra Ooerations Co. LG, 1444 5% L85 150h0%8
ARl v %, %6, I LU L L Farga Gomercial Bestgage
Vistra (parations Co. LLC, 1444 Teust, PN, Series 200551 D VED 3,580, bon 3,277,315 LK
43T Bes T H=n L1, b L4, 2 boe L 14 15050M8
Rl Wort pagz-Sacked Pazp-Throagh Welly Fargo Dommsrcial Mortgegs
Gertificabes Trust, Seriee 0154 ‘242 5D m, 73 WE D00 Teust, BN, Series MMEI DT USD 5, 617, 350 5ERLMI LG
5.4 Zhehm L% 15007058
Rl Wort papz-Sacked Paar-Throagh Relly Fargo ommstcial Mortgase
Certifiesten Prazt, Serion M50 B4 LED M, B 5, bl OO0 Teust, Series HU-MES D', 40 USD 3,114, W00 2,7H, T LM
5.0 BN LLES 1§0sesT
Vol Wortgagefack el Pasr Thovuh Well s Fargo Commer cia ] Hortgage
Ceatificates Tugt, A, Series LIS B, 50 Bl 260 000 Tesst P SersesXIGCE U, MW USD i, 500, 500 5 G4E 674 06
HE-E WS 29T 250 LR 15
Yasington Mahual Bortgage-Backed Rells Pargo Commscial Mortgese
Pap-Tarough Certificates YRLT Trust, Jeries XHC1E T, B4 USD 5, 242, oD 4, DB5, 029 L
et T )
Tngt, P, Series J0E-UE 24 e ., A L L1 1507/8M8
1. 1% 25100745 Well; Fargn Commercia] Bortgge
Bells Farm RCo, PN 008 Pemebn] 015D TILEW, O 30,071, BMF DD Tamh Seres20UCE T, % USD 7,500, 000 5 MO LG
Wells Parps Commertial Wortgage s
Tt M LA sme D0 RSO0 RULAD DM e ol ortgege
Wil Farm Gomercial btgage Tt P, S DIGE 07, W UED B, 00, bon 4, BUE, 87 [N ]
Tngt, S DIACE W5 L300 LIED 5 M0, nm 4, %1, 486 005 13 ¥
150mE Wells Famo [oamercial bosigage
Yellz Fergo Comercial Bortgage Teugt, Jerdes 00BH T, B4 USD 1,000, bob BOE, L11 L
Tngt, FR'E 45 NONIE LED L, 090, N 9, &6, T 0.op Le0d 15000
Wil Farm Gomercial Mowtgage Well s Fargn Commer cia ] Hortgage
Tngt, S DIFE F L6 LIED L, 80, Dm 1, B4, TEL 00 Tost Series 0RO T, MR USD &, 400, pon 1, 925, 550 LW

1511

B0y

81/123



EDINETOOOO
O00DOo000O000oo00ooOoOooOo(Ece264)
OOoooooooooooooooooood

JPMargan Funds - Income Fund

5 85 frilal 2R (ReE)
2p224F6 A 308 By
ERE- WREL
L% o d
S AR BRHTSE BE LEL) AN i@ A REHTS WE CEFL BN
Bells Farp Comercial Mot page Wyrn Lag Yegis LLC, L4464 & 258
vt D, 3 s U0 L, 540, 00l L T 1y =D 2 800, 00 LAur 18 ned
¥ells Pargr Commercial Morbpege Worn Reports Finenee LLE, WAL T, TEY
Tt T, 144 76 15/ LED 4, 0, nm 3, 10, 450 0.0 BT WD 1, 935, oo 1, BBD, 582 L
Bel |1 Fargn Comercial Fecigame Tren Rasorts Finance LG 1440
Tt B Series JSWS B, WL USD L0, G0 8B M5 OB 1nk 0y/10/mm L L L
LB A Vil Brands, Inc., 1444 4 758
4ol P Comencil Kogage ety D 5 &72, 100 L0665 005
Tnat, 0, A, Smis @S W USD 5, M0, 0m ThET DOL WET T AN LI, Series 210 '
LETE 15110 w i ml@“ =D 11, %28, B5E b ooy 474 nn
Tells Farm Gomercial Hortgage Tayo lrep Boldingg, Inc., 194448
Tnet, I, B, Seis DEE E USD #1808, 1 g1,m5 00U mnE L Ll L GHSEA RN
U BT ' THINd M
Femn direraft Haldings, Inr., 1444
LR 151K LED 1,79, 0 1,472, B0 0.0z EA
fesm diraralt to iz, Inc., 14406 i
e " usD 5EE100 34ET1E D Eu;‘ulﬂmw botlieg oy, B 8 150,00 LIMTE L
E300 Ditrobion, Trc., 144 7,255 Y T
w . s UED 5,218, 0m 9, 383, BTG 0.0p > TR -
Iwa!; ton, e, W HsD 1,745, 0 1m0, 06 n0p  TOECEBTESE TS &S REE TR TR
ool Ayt ceivbles HiEESES LRt EE S8 5H
T, Serig I ¥, HUGES  USD , 745, 000 DU DAL e s SRR B
il 3
WS Commarcial Martgpe Trust, gfwf e
P, Series BACH B AT USD 1, T, nim mWe, @ 0.0l
152081 ‘;““;:’W Sl e 456, B8 e am
PR Commercial Morbpage Trust, .
A, Saies MG TO1S8 USD 5, W0 fif, f2 0.0 ?”g?m Bl e 364, 462 wREl nW
1506/ 2045 — T
W3 Comurcial Martgpe Trust, —
A, Series SM4CI T LM USD L, 590, 00 Lemoan -
15050
AT ol ot T, G Co. 6 G20 DUOSSN03I BT USD 3, 185, 00 Y
B SeiedCD ', BALODS USD LLBS0W O 0TI 0D E:G-:ﬁu's ﬁ;ﬁlﬁuﬂ'ﬂg: g ‘g 5 "fg ﬁg g :":3
(T - B ] -
fakelsat [ackgon Holdiags 54 5,58
m&gm G e, w288 | 5, 115, 000 LM 0D 1E- g =D 15, 605, 0D LSl nm
. kel sak: Jeckson Holdings 544, 5%
puwiiabn, BT g Lngom LESE 0N st VD G070 A
. Intelsat Jadkson eddings 549,758
:m;;um Comp, 14 3078 11, %0, 000 OO0 D0 s 8o =K di4, 00D @ oam
Lt el 1ot Liocm Corkificat e Dysuer
E a:gn?[nm Corp., 1880 M HED L, 35, 000 1, 43,43 DOL gt TE 1ATH IS sD 100, 000 1, 40, 180 [N ]
; Lennl gt i Lo Certificate [osuer
T o 1L WA yep  ls000 ULBRES DAL pup o w0 ek LT AN
Lennlingl Mo Loeam Certificate [suer
m:ums UL WAEREE e smenm gm0 h““:.m,l il wnom LML MK
fyon Las Yepas LLG WAS 6 0 LZo00  LELED Dok Lndingthb Lo Ctificte loswr 0 00,000 500E0E0 009

LM HEs

Teust IR, LebA 0 1505 A

82/123



EDINETOOOO
O00DOo000O000oo00ooOoOooOo(Ece264)
OOoooooooooooooooooood

JPMargan Funds - Income Fund

5 8 FrimAT AR (e E)
2022456 § 300 M
BRE: WRE:
Pt k-] ot T
8- bl ] AR BR-SENGE (R FL) M il A¥ B Gk FY) B )
e w0 wm ama o 70
Lendirgllub Lon Certif i cate e Mag Research Ltd. 340087202°  UsD 185 EBS LM
Tngt TET . WM 0 LISD 100, M0 & (8, 50 0. [ _m-w
LendingClub Logn Certif i ete Epier
Tnst 'Y, 108 B LIED |, B L, W4, B4 0.0g AU
LeningClub Logn Certif i et Expuer Vindtren Saldiogs, b S/LA0ET  USD Il 5L [ 4]
Tnet 'TEET , 48 TS UED 100, 00 2, 381, b 0.0 — T
LenslirgClub Loan Certif i cate Brpuer [r i R W= T = JLEE G
[ . LD 100, 0 1, 56, LT 0.0% PR Y,
Togt TR, 444 8 T5f03/2000 oD AR A RS £ & U SR
LensfingClub Logn Certif i ate Ermer 15D 190, 0 1 WO 6T o TeEasH 30619, 14 [
Tngt 'TERT, MM OF 1SS0 ' R ' _—
LendingClib Loen Certifivate B 0, 1me i o WITSEEWEhi-1=w FECIIhOESERER

Tngt "TERT", MW 0 I8N0 WESE = F—L - UCITS

b= _ LTS O3 e Clobal High Yeld Bnd Fnd
-H Glakal Hrd1 Tield Bl 2t - =D 056, DLR &, o7, 131 [} i}
EBih mt
TAUS [orgn (5 Figh Tiedd Phas food
Gulfport Energy Corp. LOE USD Bl LBd L D0E  fnd- PUOSHgh Taeld Pl Gmd 1 USD 15, 226 LIsETS M
THL 18 _ 00 et -t

EH s H T 50 Lquidity LYY And -

— e ::“Hm‘g‘m;mm“ =D LA EE  44TiEE AW
T __HHid _TW
Aol T el MEAEE X F— b = ICITSSH 7 358 4 ]
htelst Jadem tldisgs 5 @ights®  LIED 4,340 i 0.00  gras@msohta= bEHIBOREREEEAH 7 350 444 XL
btz Jadom Helisgs W Bight?  UED 3, 240 LN i s O, 116617 6
Intelzat SA° LI5S0 3, 3 A, X5, 240 00F  pe " BGh M0N0 T

—SELEM 00 rodmmEE (A4 B0 G0 [0
AU eSS 0060 416 271 100
Claires Heldings" L5D i LS 000
UVT Wolding 117 Feeferance”  UED 7,46 g nop T AFEMEADIFLE

0 W * HEES SO Y EFETIESA T,
s TTROn AL oW 5§ HIEESEEER AT,

83/123



JPMoergan Funds - Income Fund
158 il ol 2$0R8AE (RS
20226 0A K

MixE s ANRAED
30 54 (AT M D RERI R
TAN R
e Lo et
eobenl

A U=
TR
[FHERmE

R o=
AT
23

T R
FAE2TF
e s e
=i
ZAF U
Fz=Hi#mnz
=7
FATFVF
At
FLAT

e e ¥ by
A A TR
W F U
FFIN

T AT p
A F

A FUF
T

L pr—

#H—F

ik

S5 N T S
4 AF A

T AF o aE
F==AFF0T
T A AT Pl
A= T
A

AR B
LS AE
== 30 S

A ¥ L dE
1w ERLT
Lo F—n
el i
S

A
DB (o)
Bl 02

174

.53

14

065

0 65

o Bl

0. 6l

055

0, 55

0, 35

0. 28

02T

02T

0. 26

0. 25

025

022

i 21

020

(VAL

o LB

o LB

0L

L7
L5
L5
L5
L5
13
[k
12
i
e

pReERRRLRRRRRRR

M6 AINEHER

0 AT S0 sell B AR
=& T FA

vty

+2 T inE

T A =7 dmE
Py—ii—

+u

F a7
FI=F—F . Pt d0E
B o

W — R
FPFTT
it b ¥ iy

=F A7 A

TH W R

==V i

Frw—4

A A

HEpBLUrootRE" (Rl

it

84/123

EDINETOOOO
O00DOo000O000oo00ooOoOooOo(Ece264)
OOoooooooooooooooooood

SERTE IS
& B B (o)
0. 05
0
008
008
0,04
003
003
003
003
0 02
0 02
0,02
0, 02
o0l
0.0l
001
[T
5. 64
100 0




EDINETOOOO
O00DOo000O000oo00ooOoOooOo(Ece264)
OOoooooooooooooooooood

JPMoergan Funds - Income Fund

15 f (i ol 23040 & (s
20226 0A K
TEAREH]
_ 3T FFIH P
= A AR mERE CH F ) CKF) ADBEIA ()
FTAUE e, 500K, 15/0T/2045 UsD 308, 000, 000 315,874, b1g 1, 508, 429 LT
TAUE oAk, 4 00, 15/07/2082 UsD B30, 000, D00 B24, BS6, B42 (%, 076, 962) B 2T
TAUH SN, 4. 50%, 15/07/2052 uso 835, 100, 000 B4S5, 147, 255 1, G5B, 558 B AT
TANE G, 5. 50%, 15/0B/2052 usD 99, 000, 000 101, T34, B9S BZE, P18 L.02
TBAMIM RS 1 807 617 W6 R 18.03
TANE IMES, 2. 50%, 25/07/2052 UsD {5, BEO, 00C) 15, 236, 231) LoT, ¥82 (o, 0]
FATH MBS, 5 00K, 25/07/2052 uso (154, 430, DOC) (15T, 141, 559) (E19, B91) (158
TAUH IMES, 5. 00K, 25/DB/2052 usD (154, 570, 000 {156, 837, 217 (E%5, ET4) (1.57)
ToASEH FEae it 319,215 ton 0T T5. 20
TEARIN RS 1 55, HEE_. a8 6 477 190 15. 74
EREENREE
Hrng— =EI M REEI
HizAl Rz AR byt =1} g3 =] =T = = JN &0 & TR (%)
AID L, 370, B2 UED W3, 144 pE/OT 2082 RBC 3, 029 —
M 220, 112, 071 =D 151, BT, 247 03/08/2022  BNP Paribasz 283, 930 0,01
THD 4, 461 =D 3, 441 03/0B/2022  BYP Paribas -] -
P 27,128 k] 2B, 264 05/07/2022  Barclays 128 -
THF £, 995, T93 zD T, M2, 480 DE/07/2022  BP Paribas 7, 34 -
P Td, 008 150 7,326 05/0T/2022  Goldnan Sachs 130 -
HF 36, BLL =D 38, 269 DE/07/2022  FEC 43 -
P 6, Bid, 365 Tk T, 163, T28 03/08/2022  Barelayz 13,102 -
{FF 20, 288 =D 21, 852 03/08/2022  Citibank 51 -
HH L, T43, 35¢ T 258, OLE D8/0T/2022  EMP Paribasz 2,308 -
IH 50, 535 =D T, 516 DS/0T/2022  Merrill Lynch 30 -
T 172, 073 =D 25, 560 0S/0T/2022  REC 135 -
{IMH 3, B0, 47% =D 548, 228 DS/0T/2022  State Strest 4, 366 -
T 33T, TH, 213 UED 50, 393, 650 03082022 HSBC 18,327 -
ol 1,60 10 1, TB1 0S/0T/2022  RAC 3 -
2P 239, 45% Usn 268, 362 05072022 REC 2,799 -
48P 151, 088 k1] 183, 501 DE/0T/ 2022 Standard Charversd 251 -
5ap 85, 5585, 439 =D Lo%, B33, 568 03/08/2022  Barclars 260, 353 .01
bl 1,238 15D 1, 500 03/0B/2022  State Strest B -
IFr ®, 535, 155, 155 =D B2, T20, 969 03/08/2022  Barclars LBE, 133 -
] 3, 633, 756 AL 5, 167, 046 05/0T/2082  Barclays 67, 210 =
i) TIE, 164 Bl L, D2E, B4 DE/07/2022 NP Paribas B, DED -
=D E6%, BTS ALD 526, 385 DESOT/20E2  Citibank 50, 254 o
=] L, B47, 530 P 2, 234, 414 05/07/2022  Goldnan Sachs g 2P -
(1] BL3, 5590 ALD BS54, 90% DESOT/2022  Merrill Lynch 23,505 -
L] 1%, 104 AT g7, 278 05/07/2022  REC LT, 03% -
=D 205, 239 AT 283, TLD DE/OT/20E2  Standard Chartersd %412 -
i) 456, 170 AT E5E, B9 05/07/2022  State Strest 11,517 -
5D TBL, THL AT L, 130, 250 03/0B/20E2  HEBC 1,458 -
1321 178, 144 AID 252,100 03/08/2022  Standard Chartered 1, 0o -
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Ampe— AL HEEC
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U= 20, 443 ATD 29, 535 03/0R/2022  State Strest 53 -
=D 2,235 CaDn 2,829 05/07/2022  Citibank 42 -
= 4, 341 CAD 5, 676 05/07T/2022  Merrill Lynch 17 -
=D 1B, 472 CaD 73,3 05/07/2022 BBC T3 -
U= 21,362 {TiH 142, B53 05/0T/2022  Barclays o -
=D 222, 54 {HH L, 492, 15T 05/0T/2022  Goldwan Sachs BA -
Usn 545,371 LT 3, E3T, LE3 0s/0T/2022  HSBC 2, 248 -
=D 2, 36T {1H L5, 748 05M0T/20E2 FBC 15 -
U= 27, 2B {TiH 1B2, 77 03/08/2022 HEBC 53 -
=R 17, 751, B0 ElE 16, B38, B4 05/0T/2082 Barclays L0, P42 -
UsD 2, 653, 375 EUR 2,543, 2TL 05/07/2022  BNP Pacibas 3,559 —
=D 6, 280, 588 EIE 5, BTD, 480 05/07/2022 Citibank LES, k82 -
UsD B, 247, 564 ElR T, E9E, 408 05/0T/2022  RRC 228, 543 -
= 15, 367, 962 ElE 14, 591, 6TR 05/0T/20282  Stevdard Chartered L&T, 286 -
UsD 38, 227, 610 EUR 36, 074, B11 05/0T/2022  State Strest Ed4T, 414 0.0
u=r 5, 141, 913 EIR 4, 921, 759 030/2022  Barclays 4, 347 -
=D 2, BB, 0B EIR 2, TG, 2a7 03/08/2022  HSBC 5,016 -
UsD 98, 372 EUR 92, BLG 03/02/2022  Merrill Lynch 1,501 -
=D L, 323, T EIR 1, 252, 408 03/08/2022  Stewdard Chartered L&, BTB -
U=y 4, Z0R, 37T EUR 4, DOE, 340 03/0B/2022  State Strest 35,714 -
=D 525, 08T GEF 27, 3BS 05/0T/2022  BNP Paribaz 5, 380 -
Usp 1, TES, 279 GEP 1, 435, 057 05/07T/2082  Citibank 15, 347 =
=D 58E, GEE GEF 46T, 288 05/07T/2022  HSEC 18, 448 -
= 37, 83T GEF [ 05/0T/2022  REC 20, 552 -
=D B, 218 GEF B, B30 05/0T/2022 State Street B4 -
usD 7T, 0 GEF 227, 21T 03/08/2022  Barclays 570 =
=D 125,508 JEF 102, 024 03/08/2022  Merrill Lynch 1,383 -
s S4B, 532 GER 4%, 552 03/08,/2022  Stesdard Chartered 1, T86 -
=D BOT, 313 TFY LB, 554, GG 05/0T/2022 Goldean Sachs B, 622 -
u=n 587, 564 JFY TE, 5B%, 101 05/07/2082  HSBC 5,238 -
= M3, 282 TFY 44, #91, 125 05/0T/2022  Merrill Lynch L2, TEF -
UED L, T8, 848 TPy 143, T55, BOG 05/07T/2022  REC 21, 540 -
=R 174, 1BG JFY 23, 564, 4B0 03022022 State Street 187 -
UsD 30, 262 5D 42, 000 0L/0T/2022  BNP Paribagz 106 -
= 3, 13, 799 o 4, B3T, 414 05/0T/2082 Citibank F 443 -
U=n B, B28, TS6 SGD 9, &81, 5BL 05/0T/2022  Goldean Sachz 22,215 -
=0 10, BG4, SE4 5 15, 48, 433 05/0T/2022  HSBC B0, 138 -
=D 228, %50 S 314, BaT 05/0T/2022  Merrill Lynch 856 -
UsD 4, 5EE, GER 55D B, 314, 682 05/07/2022 FEC M, B92 -
=D L, 432, BT% S L, 98T, 919 05/07/2022  Stewdard Chartered 5,400 -
U=y I, 724, 5M4 5D Z, 399, 205 03/08/2022  Barclays 2,008 -
1) 165, GBE D 230, 572 03/08/2022  HSBC 119 -
i) 566, 445 56D 1, 344, OLL 03/08/2022  State Street 1,470 —

EELBEYSE WA 7 16315 03
AT 29, 535 =D 20, 437 01/0T/2022  State Street (5L} -
AL 224, TRZ, 10T D LEL, B3, 444 05/0T/2022 ENP Paribagz (B, B51, 429) (0.07)
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A L, 588, 133 TED L, 158, 03L 05/07/2022  HSEC (3%, 159) -
i 512, 41T sD 368, 005 05/07T/2082  Merrill Lynch (14, 318 =
0] L, 253, 578 UED 288, 517 05/07/2002  HEC (23, 256) —
i) Z, TIE, T3 TS0 1, %5, 979 05/0T/2022  Standard Chartered (B1, 342 -
ALD EST, 1B3 WED £83, 518 03/08/2022  HSEC (2, 556) -
LD Bal, 21T TED 54, J2L 03/02/2022 State Street 500 -
CAD E, 145 UsD B, 416 05/0T/2022  ENP Paribagz (58] -
Can 1, 536, 0BS5S UED 1, 213, 585 05/0T/2022  Merrill Lynch (22,157 -
CAD 22, 53T D LT, BEL 05/0T/2022  FRC (1RL) -
CAD L, 43%, 132 TED 1, 168, 217 03/08/2022  BNF Faribas (3, 536) -
CAD 4, B5T WED 3, 618 03/08/2022  RRC (& -
M 3T, TOE, 354 TED 50, 801, 258 05/07/2022  BNF Faribas (172, 278) -
o8 11, D68, B0 o L, E61, 254 05/0T/2022  HSEC (8, 46L) -
N 2, D13, 243 D 300, B3S 03/08/2022  HSEC (328) -
B L, 735, 433 D L, B24, LEL DL/OT/2022  State Street CLE, 406) -
HE 1,502 ) 2, 045 05/0T/2022  Barclays (4} -
HR 1, LDL, 488, 035 UED 1, LB, 45, 518 05/0T/2022  EWP Paribas {3E, 488, 5210 (2. 97)
ER 10, 402 Ush L1, 085 05/0T/2082  Citibank (2249) =
ElR 2, 471, 03 TED Z, B47, SE8 05/07/2022  HSEC (73, 419 -
HER 14, 006 ] L4, 623 05/07T/2082  Merrill Lynch (g€ =
iy 4, 115, 052 TED 4, 401, 4TH 05/07/2022  BAC (114, 2400 —
EUR B, 530, (% WED 9, 108, 453 05/07/2022  Stawdard Chartered (220, 4000 -
EUR 9, ¥aT, 680 TED 10, B52, 218 05/0T/2022  State Strest (299, BLT) -
HE 1, 035, 757, TH2 UED 1, 07, BS3, BER 03/08/2022  ENP Paribaz (2,545 5210 (0. 03)
EUK 6, 29%, B0 TED B, BTD, 525 03/08/2022  HSBC (34, £29) -
HiR 7, 94 5D 8, 327 03/08/2022  RRC (36 -
{GEF a4, 352 WED 548, 225 0L0T/2022  Stewdard Chartared (1,773 -
GEF BT, OTE, 218 TED L0, ED4, 542 05/M7T/2022  Barclays (3, 71T, BED) (0, 0d)
GEF 3TB, 521 WD 473, 058 05/0T/2022 ENP Paribaz {15, 252) -
GBF 137, 130 TED 171, 276 05/07/2022  HIBC (4, 5280 -
GEF 45, 53T wED 57,113 05/0T/2022  Merrill Lynch i1, Ta0) -
GEF L, 283, 522 TED L, B20, 05T 05/07/2022  REC (5%, 304) -
GEF a0, 839 D 33, 65l 05/07/2022  Stasdard Chartered L0, B33) -
GEF 520, TOF sp £41, 039 03/08/2082  HIBC (1,527 =
{EF 7B, 218 WED 58, 021 03/08/2022  State Street (B55) -
JFY B, TB4, 337, 0B4 TED B8, B53, 550 05/07/2022  Barclays (4, 210, BED) (0, 0d)
T T4, 460, 04T ED B34, B4 05/0T/2022  BNP Paribaz {40, 185) -
JFY 13, 687, 552 TED 107, SBS 05/07/2022  HSBC B, Bel) -
7Y 31, 545, 243 UsD 249, 430 05/07/2022  Stasdard Chartered (LT, 264) -
JFY 26, 172, 437 D 154, 488 03/0%/2022  Golduan Sachs (1, 543 -
JFY 27, 62§, 220 TED 208, 138 03/08/2022  HEBC (1, 4500 -
] 4, 523, 030 UED 3, 552 GTL 05/0T/2022  ENP Paribaz {58, 380) -
55D 4, B21, 165 TED 3, 51T, 248 05/07/2022  Citibank (85, 031 -
56D 535, 175, 553 i) 350, 78S, 985 05/0T/2022  Goldoan Sachs (B, 545, 349) {307
56D 2, 5T, 317 WED L, BES, Z37 05/07/20Z2  HIEC (22,373) -
il 1, 442, 204 e L, 0&2, 0BT 05/07/2022  Merrill Lynch (18, 818) -
e B, 211 D BLT, TT4 05/07T/2082  FRC 8, GED) -
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360 L, B42, 563 0] 1, 188, 0BL 03/08/2022 BNP Paribas (B, T46) -
o 511, TOD, 453 L= 3T, BR1, 619 03/0%2022  Goldoan Sachs (498, 697) (0.0l
50D L, 508, TR0 1] L, 084, T16 03/08/2022  HIBC {3,832) -
G0 194, 574 TED 140, 209 03/03/2022  Merrill Lynch (508) -
s 27, 085 D L, 055, 276 03/08/2022  Citibank 01, 508) -
UsD 407, 83 AT 552, TTR 03/08/2022  HIBC (1, 4080 -
u=n 5B, T8 i BS, BTd 03/08/2022 REC (T -
UsD 2,139 CaD 2, TB3 05/0T/2022  BNP Paribagz (4 -
=D 25, Bl2 CAD I3, 1M 05/0T/2022  Werrill Lynch (B7) -
=D g, 402 CAD g, 97T 03/08/2082  Barelays (@ -
=D 3,071 CaD 3, 986 03/02/2022 BNP Faribasz (210 -
=D B2, 389 CHF B1, 937 05/0T/2082  ENF Paribas (3, 388) -
u=n 27, 06 CHF 23, BOT 05/0T/2022  Citibank (85) -
=D B4, TIO CHF B3, 623 05/07/2022  Goldwan Sachs (2, T8 -
Usy 42, Ti9 CHF 42, 123 05/0T/2022  HIBC (1, 348) -
=D BT, 566 CHF B5, 356 05/0T/2022  RBC (855) -
=D 32,984 CHF 31, 580 03/08/2022  Barclays (ieE -
Usn 18, 56T CHF 17,912 0302022 ENP Paribasz (2151 =
s a7, 16T {TH SBE, LBO 05/07/2022 BNP Paribas {385) -
u=n L, 393, TIT LT 9, 398, 6BY 05/0T/20&2  HSBC (3, T -
UsD 205, 561 {TH L, &l4, 423 05/0T/2022  Mereill Lynch (1, 2485) -
=R 230, BT {TH L, 54T, TB4 0302/2022 BNF Faribasz 2100 -
=D 132,962 T 893, 434 03/08/2022  Goldoan Sachs (377 -
UsD L, 563, 406 EUR 1, BET, 553 05/07/2022  HIBC (2, BE6) -
=D 187, 280 GEF 154, BEG 05/07/2022  Goldean Sachs (1,051 -
= 1, D48, 3BL GEF BER, 1B 05/07/2022  HIEEC (T, 487 -
[=n) 456, 646 GEF 0%, 011 03/08/2022  Citibank {571 -
UsD 309, 554 TFY 42, 106, 931 03082022 Barclays (254) -
=D 4%, 264 60 B8, 618 05/0T/2022  HSEC (2 —
EELBEY T S (B2 FT 357 {0 53]
iR A R S AR 155, 610, 5420 [

88/123



EDINETOOOO
O00DOo000O000oo00ooOoOooOo(Ece264)
OOoooooooooooooooooood

JPMargan Funds - Income Fund
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20226 R W0H Bl
EmMEWEH
. Fo-rpLIAfi-Je-  REHHAS A=
i wewm o AR 3 KoL) GEFA) EbBEA
US 2 Year Dote, 30/09/2022 (10, 605) =] 2, 24, BEB, T33) 15, 6%, E14 0,15
U5 10 Year Mote, 20/06/2022 (6, L38) LS (724, BOT, 3510 4, Tha, 008 0. 05
US Long Bond, 20709/ 2022 (70 UED (%, B5G, TIF) L72, 539 -
U5 Ultra Boamd, 21/08,/2022 (348) sl (52, 505, 234) TEe, 133 0. 01
SRS MM TR R 20,010, 28 B 71
US 5 Year Nete, 30/09/2022 10, 143 UED I, L35, 5B, LTD (B, B%4, DEZ) 0,09
US 10 Year Ultra Bond, 21/09/2022 L34 UED 16, 296, 016 fﬁﬁg 553 ';':h ]
Sk A Ak T A B 19 550 015) 0.10)
o T AR A TR 11,351,279 211
SLeiyb-F 24 b AT v T EH
_ NG — o £ (EL B4 HRMME  WEEC
BERE AR T PEMM R, AEA (3% F11) GKEL) EDENAm
B0, 500,000 USD Morgan Stanley (CHEX. NA. BRE- Sell 3.00% LB/L1,/2054 (L2, BE4, LET) (12, B84, 06T) 0. 13)
106, 4E3, 000 USD  Morgan Stanley CNEX, NA. BRE- Sell 3 00% LT/0B/20E] (18, 710, 185) (18, 710, 1850 o 19
22,800,000 UED Merrill Lyach  CHEX. NA. BRR- Sall 3.00% LT/08,/2061 13,953, 489) (3, 953, 480) (0 04
3, BO0, 000 UVED Citigroup CHEX. MA. BEB- Sell 3.00% LT OR/Z0EL 5, 710, §92) 5, 710, §92) 0, 08
24, 500,000 UED Citigroup CHBX. MA. BRB- Sall 3. 00% L7/09,/2068 (4, 152, £35) (4, LSZ, B35) 0 04
5 D00, 000 UED Merrill Lynch  CMEX. WA BEB- Sell 3 00% LTSO8/ 2058 (BT, 48%) (B4T, 48%) 0,01
ST, 800,000 USD Mergan Stanley CWEX. NA. BRE- Sell 3.00% LT/09/2058 %, 746, 129) (%, T46, 126) (0. 08
P LTy b FIAI b ATy TRHAERAE AT (53, 704.643) _ (55.784.64B) (056
S LSy k- FIEN - ATy FRGRTIME % i55. /ad_6A3) (55 734 A 0 5E)
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2023

1,190,908

2,589

1,188,319

939,341

1.2651

2023

3,727,926

32,800

3,695,126

2,735,308

1.3509
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2023

2023

2023

2023

2023

54 748,916
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73 4,706,505

127 5,455,421

47
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19

31

52
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32 33
2022 31 2023 31
18,159,513 17,854,232
14,017 10,057
18,237 1,077
1,938,156 1,906,906
956,791 1,148,869
1,000,000 100,000
14,727 280
22,101,444 21,021,423
21,892
16,377
5,514
60,000 60,000
2,343,640 548,702
76,522 33,657
189,042 212,429
891,939 877,589
5,500 5,500
3,566,646 1,737,878
3,572,160 1,737,878

25,673,604 22,759,301

95/123



EDINETOOOO
O00DOo000O000oo00ooOoOooOo(Ece264)
OOoooooooooooooooooood

32 33
2022 31 2023 31
172,706 172,530
3,043,065 1,496,536
900,327 859,337
2,142,738 637,198
154,360 159,983
582,160 331,240
924,994 867,476
54,793 53,851
4,932,080 3,081,619
259,178 234,648
743,912 729,216
128,761 114,927
1,131,851 1,078,793
6,063,932 4,160,412
2,218,000 2,218,000
1,000,000 1,000,000
1,000,000 1,000,000
33,676 33,676
16,475,344 15,347,039
16,509,020 15,380,716
19,727,020 18,598,716
117,348 173
117,348 173
19,609,672 18,598,889

25,673,604 22,759,301
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32 33
2021 2022
2022 31 2023 31
11,638,721 10,324,813
7,817,385 7,542,468
2,379,908 2,566,610
132,493 240,482
21,968,508 20,674,375
5,885,809 5,189,809
105,330 146,804
1,887,761 1,909,927
1,597,303 1,562,850
273,818 333,567
16,638 13,508
263,612 256,679
182,365 161,211
8,534 12,491
138,892 109,847
34,938 38,873
8,324,879 7,664,433
5,437,200 5,188,544
325,451 321,404
2,845,134 3,037,732
1,166,857 1,012,802
1,021,409 750,056
78,348 66,548
373,895 376,603
12,247 7,936
10,608 10,261
3,585 96,976
152,691 135,661
1,074,147 1,097,659
179,059 202,450
48,776 133,286
10,588 19,816
214,091 183,364
2,065,052 2,394,646
3,532 294
89,441 79,798
9,674,918 9,927,302

3,968,710 3,082,640
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32 33
2021 2022

2022 31 2023 31
24 25
0 33
5,171 2,269
11,371 29,202
16,567 31,530
284,331
128,721 179,805
187
128,721 464,324
3,856,556 2,649,846
3,856,556 2,649,846
1,474,283 1,015,667
447,028 37,516
1,027,254 978,151

2,829,301 1,671,695
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32 2021 2022 31

2,218,000 1,000,000/ 1,000,000 33,676| 16,546,042 16,579,718 19,797,718
2,900,000 2,900,000 2,900,000
2,829,301 2,829,301| 2,829,301
70,698 70,698 70,698
2,218,000 1,000,000/ 1,000,000 33,676| 16,475,344( 16,509,020 19,727,020

202 202] 19,797,921

2,900,000

2,829,301

117,550 117,550 117,550

« )
117,550 117,550 188,249
117,348 117,348( 19,609,672
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33 2022 2023 31

2,218,000 1,000,000| 1,000,000 33,676| 16,475,344( 16,509,020( 19,727,020
2,800,000 2,800,000 2,800,000
1,671,695 1,671,695 1,671,695
1,128,304| 1,128,304| 1,128,304
2,218,000 1,000,000| 1,000,000 33,676| 15,347,039( 15,380,716 18,598,716

117,348 117,348( 19,609,672

2,800,000

1,671,695

117,521 117,521 117,521

« )
117,521 117,521 1,010,782
173 173| 18,598,889
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31 2021 17
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32 33
2022 31 2023 31
32 33
2021 2022
2022 31 2023 31
5,171 2,269
32 2021 2022 31
56,265 56,265
56,265 56,265
2021 24 2,900,000 51,541 | 2021 31 | 2021 28
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33 2022 2023 31
56,265 56,265
56,265 56,265
2022 27 2,800,000 49,764 | 2022 31 | 2022 28
32 33
2021 2022
2022 31 2023 31
2,087 1,859
7,133 4,493
9,221 6,352
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32 2022 31

2,034,881 2,034,881

2,034,881 2,034,881

259,178 259,178

259,178 259,178

60,000

308,759
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234,648

234,648

234,648

234,648

60,000

544,463

2

G
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32 2022 31
259,178 259,178
259,178 259,178
33 2023 31
234,648 234,648
234,648 234,648
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32 2022 31

10 10

18,159,513
1,938,156
956,791

1,000,000

22,054,462

33 2023 31

10 10

17,854,232
1,906,906
1,148,869

100,000

21,010,008
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32 60,000 33 60,000
32 2022 31
308,759
5,415 5,010 405
2,029,466 2,199,010 169,543
2,034,881 2,204,020 169,138
33 2023 31
544,463
2,405 2,000 405
1,833 1,989 155
4,239 3,989 250
32 2021 2022 31
10 0
33 2022 2023 31
2,200,000 33 284,331
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32 33

2022 31 2023 31
1,464,414 1,561,511
161,163 156,871
7,322 7,808
13,354 786
84,742 172,850
1,561,511 1,552,554

32 33

2022 31 2023 31
1,776,761 1,780,406
5,330 5,341
78,815 33,342
161,872 166,877
84,742 172,850
1,780,406 1,813,116

32 33

2022 31 2023 31
1,561,511 1,552,554
1,780,406 1,813,116
218,895 260,562
29,853 48,133
189,042 212,429
189,042 212,429
189,042 212,429
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4
32 33
2021 2022
2022 31 2023 31
161,163 156,871
7,322 7,808
5,330 5,341
39,380 15,657
1,758 5,425
125,533 149,106
(5
32 33
2022 31 2023 31
30 29
70 71
100 100
(6
32 33
2022 31 2023 31
0.5 0.5
0.3 0.3
32 53,526 33 53,343
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32 33
2022 31 2023 31
494,974 473,755
92,420 119,056
43,648 25,819
108,639 119,205
156,941 204,658
51,790
6,965 5,772
955,380 948,268
5,556 5,556
949,824 942,712
57,884 65,122
891,939 877,589
32 33
2022 31 2023 31
30.62 30.62
5.45 6.20
9.56 0.00
0.09 0.09
0.03 0.01
0.00 0.00
26.63 36.90
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32 2021 2022 31
11,638,721 7,767,763 2,379,908 132,493 | 21,918,886
49,621 49,621
11,638,721 7,817,385 2,379,908 132,493 | 21,968,508

33 2022 2023 31
10,324,813 7,511,402 2,566,610 240,482 | 20,643,309
31,066 31,066
10,324,813 7,542,468 2,566,610 240,482 | 20,674,375

32 2021 2022 31
11,638,721 7,817,385 2,379,908 132,493 21,968,508

12,737,897 3,941,639 2,874,061 2,414,909 21,968,508
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JPMorgan Asset Management (UK) Limited 3,923,766
JI_DM(_)rgan Asset Management (Asia Pacific) 2,802,256
Limited
33 2022 2023 31
10,324,813 7,542,468 2,566,610 240,482 20,674,375
11,669,935 3,217,990 5,786,449 20,674,375

JPMorgan Asset Management (UK) Limited 3,196,350

115/123



EDINETOOOO
O00DOo000O000oo00ooOoOooOo(Ece264)
OOoooooooooooooooooood

32 2021 2022 31
214,618 419,815
100
5,000,000
JPMAM 1,000,000
5,700,000
3,500
100 5,171 10
JPMorgan Asset 24 3,567,211 291,744
Management
(UK) Limited 1,133,637 1,448,636
JPMorgan Asset
Management 2,790
(Asia Pacific) 2,794,833 123,299
Limited
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33 2022 2023 31
215,530 438,743
100

1,600,000
JPMAM 100,000

2,500,000

3,500
100 2,269 1
JPMorgan Asset o1 2,818,164 239,199
Management

(UK) Limited 1,228,359 71,549
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32
2021
2022 31

348,523.46
50,285.28

32
2021
2022 31

2,829,301

2,829,301
56,265

OOoooooooooooooooooood

33
2022
2023 31

330,558.77
29,711.10

33
2022
2023 31

1,671,695

1,671,695
56,265
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324,279 2023
2023
48,323
19,495
2022 11
324,279
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XBRL
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