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1,305,038,803 1.0489  1,368,863,798 1.0194  1,330,356,555{97.36
)
97.36
97.36
()
(2023 9 15 ) 1,379 1,388 1.0365 1.0435
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6 1,117, — 1.0689 —
7 1,189 — 1.0437 —
8 1,387 — 1.0560 —
9 1,366 — 1.0076 —
)
2023 3 16 2023 9 15 0.0070
2023 3 16 2023 9 15 4.35
)

100

22/71



EDINETOOOO
00000000000 DO00OmD((EL2430)
ooooodooodooodnoodd

2023 3 16 2023 9 15 1,340,410,340 9,776,090
2023 9 29
1,946,317,427 89.25
20,264,588 0.93
10,453,219 0.48
19,399,928 0.89
31,128,286 1.43
36,907,218 1.69
18,543,313 0.85
41,944,940 1.92
2,124,958,919 97.44
— 55,802,203 2.56
2,180,761,122 100.00
@) )
CITIGROUP INC 600,000 13,408.01] 80,448,088 12,082.48 72,494,934  4.650] 2048/7/23 | 3.32
IAPPLE INC 650,000 10,797.36) 70,182,862 9,853.19 64,045,759 2.950[ 2049/9/11 | 2.94
ELLS FARGO & 500,000 14,061.85 70,309, 258 12,579.45 62,897,268 5.013] 2051/4/4 | 2.88
COMPANY
MORGAN STANLEY 500,000 13,030.98] 65,154,917 11,839.75] 59,198,754 4.375 2047/1/22 | 2.71]
BANK OF AMERICA 600,000 9,914 .56 59,487,406 9,108.36] 54,650,160 2.972| 2052/7/21 | 2.5]]
CORP
JJPMORGAN CHASE & CQ 500,000 10,875.01] 54,375,060 9,733.97| 48,669,891 3.328| 2052/4/22 | 2.23
PFIZER INVESTMENT 300,000 15,163.77] 45,491,317 13,981.64 41,944,940 5.300[ 2053/5/19 | 1.92
ENTER
COMCAST CORP 300,000 14,896.52] 44 ,689,568] 13,738.66) 41,216,007 5.350[ 2053/5/15 | 1.89
MERCK & CO INC 300,000 14,753.74 44,261,246 13,594.20 40,782,613 5.000| 2053/5/17 | 1.87]
TRAVELERS COS INC 350,000 12,671.60] 44,350,619 11,540.30] 40,391,072 4.000| 2047/5/30 | 1.85
1BM CORP 300,000 13,934.67 41,804,020] 12,705.93 38,117,815 4.900f 2052/7/27 | 1.75)
ROCHE HOLDINGS INC 400,000 10,217.13 40,868,547 8,960.44] 35,841,762 2.607|2051/12/13| 1.64
PROCTER & GAMBLE 300,000 12,757 .47 38,272,436) 11,462.77| 34,388,337 3.600[ 2050/3/25 | 1.58
CO/THE
DUKE ENERGY 250,000 15,205.85) 38,014,635 13,713.6]] 34,284,035 5.350[ 2053/1/15 | 1.57|
CAROLINAS
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ONCOR ELECTRIC 300,000 11,816.19 35,448,591 10,605.71 31,817,146 3.700] 2050/5/15 | 1.46
DEL IVERY
UNION PACIFIC CORP 300,000 11,477.37 34,432,119 10,420.80 31,262,414 3.500] 2053/2/14 | 1.43
DH EUROPE FINANCE 300,000 11,635.10] 34,905,315 10,376.09 31,128,286 3.400(2049/11/15| 1.43
11
ALMART INC 325,000 10,610.44] 34,483,949 9,266.78 30,117,036 2.650] 2051/9/22 | 1.38
KAISER FOUNDATION 300,000 10,987.02 32,961,074 10,022.05 30,066,163 3.266( 2049/11/1 | 1.39]
HOSPIT
[JOHNSON & JOHNSON 250,000 13,230.97| 33,077,448 11,757.52 29,393,816( 3.750 2047/3/3 | 1.35
MARSH & MCLENNAN 225,000 13,869.68 31,206,801 12,982.27 29,210,113  4.900] 2049/3/15| 1.34
COS INC
LOUISVILLE GAS & 250,000 12,692.98 31,732,461 11,445.99 28,614,988 4.250] 2049/4/1 | 1.31
ELEC
UNTV SOUTHERN 300,000 10,555.96 31,667,881 9,489.78 28,469,367 2.9452051/10/1 | 1.31
CALIFORIA
COMMONWEALTH EDISO 300,000 10,418.19 31,254,592 9,419.39 28,258,190 3.125[ 2051/3/15 | 1.30|
CO
INDIANA MICHIGAN 200,000 15,154.54 30,309,096 14,125.84 28,251,683 5.625( 2053/4/1 | 1.30|
POWER
JAMAZON.COM  INC 280,000 11,032.03] 30,889,690 9,877.50 27,657,000, 3.100[ 2051/5/12 | 1.27|
UNITEDHEALTH GROUP 300,000 10,364.92 31,094,765 9,204.48 27,613,440 2.900] 2050/5/15 | 1.27
INC
PUBLIC SERVICE 200,000 14,811.41 29,622,823 13,685.50 27,371,016 5.125| 2053/3/15 | 1.26
ELECTRIC
NVIDIA CORP 250,000 11,980.96 29,952,422 10,906. 04 27,265,105 3.500] 2050/4/1 | 1.25
DTE ELECTRIC CO 225,000 12,777.45 28,749,276 12,070.73 27,159,146( 4.300 2044/7/1 | 1.25
97.44
97.44
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ABBVIE INC-4.25%-49/11/21 200,000.00 165,109.60
ACTIVISION BLIZZARD-2.5%-50/09/15 200,000.00 123,575.80
IADVANCED MICRO DEVICES-4.393%-52/06/01 200,000.00 171,173.20
AIR PRODUCTS & CHEMICALS-2.8%-50/05/15 150,000.00 99,201.00
IALPHABET INC-2.05%-50/08/15 300,000.00 174,228.60
IAMAZON.COM INC-3.1%-51/05/12 280,000.00 194,081.44
IANHEUSER-BUSCH INBEV WOR-4.5%-50/06/01 175,000.00 151,689.65
APPLE INC-2.95%-49/09/11 550,000.00 379,949.90
IASTRAZENECA PLC-2.125%-50/08/06 300,000.00 173,028.60
BANK OF AMERICA CORP-2.972%-52/07/21 500,000.00 319,888.00
BERKSHIRE HATHAWAY ENERG-2.85%- 250,000.00 149,654.25
51/05/15

BERKSHIRE HATHAWAY FIN-3.85%-52/03/15 150,000.00 116,347.95
BP CAP MARKETS AMERICA-3.001%-52/03/17 150,000.00 96,397.20
BURLINGTN NORTH SANTA FE-4.15%- 225,000.00 184,092.07,
48/12/15

CANADIAN NATL RAILWAY-3.2%-46/08/02 200,000.00 142,078.99
CHEVRON USA INC-2.343%-50/08/12 150,000.00 88,748.40
CHUBB INA HOLDINGS INC-2.85%-51/12/15 100,000.00 65,368.09
CITIGROUP INC-4.65%-48/07/23 500,000.00 423,963.50,
COCA-COLA CO/THE-2.6%-50/06/01 200,000.00 128,995.80
COMCAST CORP-5.35%-53/05/15 300,000.00 285,710.40
COMMONWEALTH EDISON CO-3.125%-51/03/15 300,000.00 196,665.30
CON EDISON CO OF NY INC-6.15%-52/11/15 150,000.00 157,384.95
CONOCOPHILLIPS COMPANY-3.8%-52/03/15 250,000.00 188,426.25
CSL FINANCE PLC-4.95%-62/04/27 100,000.00 86,761.89
DEERE & COMPANY-2.875%-49/09/07 150,000.00 104,947.35
DH EUROPE FINANCE 11-3.4%-49/11/15 300,000.00 219,831.00
DTE ELECTRIC CO-4.3%-44/07/01 225,000.00 186,681.15
DUKE ENERGY CAROLINAS-5.35%-53/01/15 250,000.00 237,469.50
ECOLAB INC-2.7%-51/12/15 197,000.00 121,113.23
ELI LILLY & CO-2.25%-50/05/15 250,000.00 149,530.00
ESTEE LAUDER CO INC-4.375%-45/06/15 200,000.00 169,107.20
EXXON MOBIL CORPORATION-3.095%- 200,000.00 137,576.20
49/08/16

FLORIDA POWER & LIGHT CO-3.99%- 150,000.00 118,577.85
49/03/01

HOME DEPOT INC-3.125%-49/12/15 200,000.00 137,168.80
HONEYWELL INTERNATIONAL-2.8%-50/06/01 150,000.00 104,698.64
IBM CORP-4.9%-52/07/27 300,000.00 266,074.20
INDIANA MICHIGAN POWER-5.625%-53/04/01 200,000.00 196,963.20
INTEL CORP-3.2%-61/08/12 250,000.00 153,081.25
INTERCONT INENTALEXCHANGE-3.0%-50/06/15 150,000.00 97,574.59
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IJOHNSON & JOHNSON-3.75%-47/03/03 250,000.00; 205,182.50]
JPMORGAN CHASE & CO-3.328%-52/04/22 500,000.00] 343,266.49
KAISER FOUNDATION HOSPIT-3.266%- 300,000.00] 208,634.10]
49/11/01

LAM RESEARCH CORP-3.125%-60/06/15 200,000.00; 127,912.40
LOCKHEED MARTIN CORP-4.15%-53/06/15 150,000.00 123,752.40
LOUISVILLE GAS & ELEC-4.25%-49/04/01 250,000.00; 198,194.74
MARSH & MCLENNAN COS INC-4.9%-49/03/15 225,000.00] 202,336.65
MASTERCARD INC-2.95%-51/03/15 200,000.00; 135,914.19
MEAD JOHNSON NUTRITION C-4.6%-44/06/01 100,000.00 87,009.70
MERCK & CO INC-5.0%-53/05/17 300,000.00] 286,168. 20|
META PLATFORMS INC-4.65%-62/08/15 200,000.00 166,019.60
MICROSOFT CORP-2.525%-50/06/01 260,000.00 166,487.62
MORGAN STANLEY-4.375%-47/01/22 500,000.00 417,648.00,
NORTHERN STATES PWR-MINN-2.6%-51/06/01 200,000.00 118,933.60
NORTHWELL HEALTHCARE INC-3.809%- 50,000.00 35,998.00
49/11/01

NOVARTIS CAPITAL CORP-2.75%-50/08/14 200,000.00; 133,509.20
NSTAR ELECTRIC CO-4.95%-52/09/15 200,000.00; 180,758.99
NVIDIA CORP-3.5%-50/04/01 250,000.00 191,094.75
ONCOR ELECTRIC DELIVERY-3.7%-50/05/15 300,000.00 221,505.00
PEPSICO INC-2.75%-51/10/21 200,000.00 131,644.40
PFIZER INVESTMENT ENTER-5.3%-53/05/19 300,000.00 293,530.50
PROCTER & GAMBLE CO/THE-3.6%-50/03/25 300,000.00 240,471.90
PROGRESSIVE CORP-3.7%-52/03/15 100,000.00 74,366.30
PROLOGIS LP-3.0%-50/04/15 150,000.00 95,704.65
PRUDENTIAL FINANCIAL INC-3.935%- 150,000.00 112,984.05
49/12/07

PUBLIC SERVICE ELECTRIC-5.125%- 200,000.00 190,512.20
53/03/15

ROCHE HOLDINGS INC-2.607%-51/12/13 400,000.00; 251,540.80]
S&P GLOBAL INC-3.7%-52/03/01 200,000.00; 151,571.40
SAN DIEGO G & E-2.95%-51/08/15 225,000.00] 142,327.12
SHELL INTERNATIONAL FIN-3.125%- 200,000.00; 135,905.80
49/11/07

SIMON PROPERTY GROUP LP-3.25%-49/09/13 75,000.00 48,178.95
ISOUTHERN CAL EDISON-4.0%-47/04/01 200,000.00; 151,361.60
ITENCENT HOLDINGS LTD-3.94%-61/04/22 200,000.00; 128,966.00
ITOTALENERGIES CAP INTL-3.461%-49/07/12 100,000.00 72,530.50
ITRAVELERS COS INC-4.0%-47/05/30 350,000.00] 281,956.85
UNION PACIFIC CORP-3.5%-53/02/14 300,000.00; 218,423.10]
UNITEDHEALTH GROUP INC-2.9%-50/05/15 300,000.00; 194,336.70
UNIV SOUTHERN CALIFORIA-2.945%- 300,000.00; 198,608.40
51/10/01

VIRGINIA ELEC & POWER CO-3.3%-49/12/01 250,000.00; 169,730.25
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VISA INC-3.65%-47/09/15 200,000.00 158,708.40
ALMART INC-2.65%-51/09/22 325,000.00 211,882.12
MALT DISNEY COMPANY/THE-2.75%-49/09/01 50,000.00 31,148.50
MALT DISNEY COMPANY/THE-3.8%-60/05/13 100,000.00 72,749.30
MELLS FARGO & COMPANY-5.013%-51/04/04 500,000.00 439,707.49

W GRAINGER INC-4.6%-45/06/15 150,000.00 134,487.75
YALE UNIVERSITY-2.402%-50/04/15 150,000.00 91,252.64

19,662,000.00

14,637,828.79

(2.160,836,285)
2,160,836,285
(2.160,836,285)
iy) O
2) @)
85 100. 0% 100. 0%
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