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NISA

NISA

NISA

2023 10

2023 10 31

2,518,503, 790 101.01

— 25,300,121 1.01

2,493,203,669 100.00

2023 10 31

— 2,323,095,700] 93.18
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2023 10 31
544,966,207 97.12
16,185,185 2.88
561,151,392 100.00

2023 10 31
1,090,784,295 25.77
604,123,150 14.27
373,923,846 8.83
356,911,342 8.43
289,617,692 6.84
241,599,877 5.71
229,280,767 5.42
209,644,157 495
148,419,321 3.51
123,665,605 2.92
56,963,310 1.35
54,023,730 1.28
53,466,563 1.26
45,684,275 1.08
3,878,107,930] 91.61
355,316,880 8.39
4,233,424,810 100.00;

2023 10 31
111,048,700 2.62
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2023 10 31
)
1,611,842,426 1.3843]  2,231,273,474] 1.5625  2,518,503,790[101.01
30
2023 10 31
101.01
101.01
2023 10 31
)
348,778,373 1.3843 482,813,902 1.5625 544,966,207|97.12
30
2023 10 31
97.12
97.12
2023 10 31
)
)
IS FRN 250218 1,100,000 14,834.38 163,178,204 14,915.91 164,075,010[6.0982820| 2025/2/18 | 3.88
TD BANK FRN 1,000,000 15,909.91 159,099,171 15,906.93 159,069, 343/4.4430000] 2025/1/20 | 3.76
250120
FC FRN 250425 1,000,000 14,969.93 149,699,380 15,025.26 150,252, 652/6..6448290] 2025/4/25 | 3.55
BAC FRN 250922 900,000 15,780.00 142,020,057, 15,897.28 143,075,590/4.9340000] 2025/9/22 | 3.38
SWEDA FRN 900,000 14,882.07 133,938,699 14,958.38 134,625,472[6.1786700| 2025/4/4 | 3.18
250404
NWG FRN 250322 800,000 14,910.37 119,283,004 15,053.20 120,425,622[6.6882620| 2025/3/22 | 2.84
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7 MIZUHO FRN 800, 000f 14,777.55 118,220,463 14,926.07| 119,408,59416.1001340] 2025/5/22 | 2.82
250522
8 JPM FRN 250224 750, 000f 14,817.93 111,134,521 14,937.62 112,032,186/6.0792910] 2025/2/24 | 2.65)
9 JAT&T INC FRN 700, 000f 15,887.10f 111,209,712 15,872.50f 111,107,5354.1980000] 2025/3/6 | 2.62
250306
10) GS FRN 260923 700, 000f 15,713. 46| 109,994, 250| 15,835. 85 110,850, 982)4.9550000] 2026/9/23 | 2.62]
11] MUFG FRN 700,000 14,780.10] 103,460,716 14,956.53 104,695,7756.0776200] 2025/2/20 | 2.47|
250220
12 STANLN FRN 600, 000f 14,906. 14 89,436,882 15,020. 55 90,123,34116.9992990| 2025/3/30 | 2.13
250330
13} CITIGROUP FRN 550, 000f 15,024.08] 82,632,443 14,875.89 81,817,401(6.4447970| 2027/2/24 | 1.93
270224
14 HSBC FRN 500, 000f 15,820.30f 79,101,529 15,897.73 79,488,6604.9550000] 2025/9/24 | 1.88
250924
15 CREDIT AG FRN 500, 000] 15,867.45 79,337,298 15,884.84 79,424,2444.1220000] 2025/3/7 | 1.88
250307
16} SUMIBK FRN 500, 000 15,039.51 75,197,550] 15,060.02] 75,300,103(6.5960620( 2026/7/13 | 1.78
260713
17} CM FRN 250407 500, 000 14,948.85 74,744,253 14,985.89 74,929,451(6.2194580( 2025/4/7 | 1.77
18 CBAAU FRN 500,000 14,923.03 74,615,185 14,978.66) 74,893,333[5.9612920( 2026/3/13 | 1.77
260313
19 JAXP FRN 250201 500, 000f 14,939.82 74,699,143 14,973.28 74,866,42416.1138330] 2025/2/1 | 1.77]
20] NAB FRN 250112 500,000 14,826.80f 74,134,015 14,905.57| 74,527,854(5.6737480( 2025/1/12 | 1.76§
21 SUMIBK FRN 500, 000f 14,624.10f 73,120,503 14,903.87| 74,519,37416.1640220| 2027/1/14 | 1.7§
270114
22 BFCM FRN 500, 000f 14,754.81 73,774,081 14,853.77| 74,268,8895.5098390| 2025/2/4 | 1.75
250204
23 HSBC FRN 500, 000 13,412.54 67,062,711 13,021.99 65,109,983(6.0000000f 2027/5/22 | 1.54
270522
24 JACAFP FRN 400,000] 15,673.38 62,693,547, 15,568.51f 62,274,050[7.2500000f 2028/9/23 | 1.47
280923
25 STP FRN 400,000 15,023.79 60,095,182 15,055.74 60,222,970[6.1670030 2025/8/26 | 1.42
250826
26 ING GROEP FRN 400,000] 15,014.33 60,057,331 15,052.03] 60,208,130[6.8948900( 2025/3/28 | 1.42
250328
27 BBVASM 6 400,000 15,060. 80} 60,243,202, 14,885.29 59,541,163(6.0000000f 2026/1/15 | 1.41]
260115
28 RABOBANK FRN 400,000] 14,295. 26| 57,181,064 14,622. 26| 58,489,057}4.6250000(2025/12/29| 1.38
251229
29 DANSKE BANK 400,000] 13,979.18] 55,916,740 14,240.82 56,963,310[7.0000000f 2025/6/26 | 1.35
FRN 250626
30 SKANDINAV FRN 400,000 13,829.67] 55,318,700 13,960.49] 55,841,985(6.8750000( 2027/6/30 | 1.32
270630
30
9999/99/99
2023 10 31
91.61
91.61
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2023 10 31
9,806,000.00 1,444,129,620( 1,448,729,614 58.11
4,998,200.00 781,753,467 786,289,333 31.54
490,100.00, 88,069,499 88,076,753 3.53
2023 10 31
700,000.00 111,214,096 111,048,700 2.62

2023 10
1 (2015 4 20 )| 10,386,583,679 10,386,583,679 1.0108 1.0108
2 (2016 4 20 ) 7,974,960,748 7,974,960,748 0.9932 0.9932
3 (2017 4 20 ) 5,674,416,512 5,674,416,512 1.0132 1.0132
4 (2018 4 20 ) 6,309,815,536 6,309,815,536 1.0315 1.0315
5 (2019 4 22 ) 4,623,709,210 4,623,709,210 1.0304 1.0304
6 (2020 4 20 ) 3,237,144,758 3,237,144,758 0.9943 0.9943
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7 (2021 4 20 ) 3,520,304,237 3,520,304,237 1.0610 1.0610
8 (2022 4 20 ) 3,508,035,477 3,508,035,477 1.0492 1.0492
9 (2023 4 20 ) 2,901,760,756 2,901,760,756 1.0232 1.0232
2022 10 3,115,468,870 — 1.0281 —

11 3,101,528,818 — 1.0337 —

12 3,038,000,315 — 1.0326 —

2023 1 3,060,877,946 — 1.0445 —

2 2,989,752,751 — 1.0437 —

3 2,877,829,298 — 1.0118 —

4 2,892,236,059 — 1.0198 —

5 2,860,730,917 — 1.0270] —

6 2,726,976,204 — 1.0288 —

7 2,712,817,263 — 1.0354 —

8 2,627,544,138 — 1.0347 —

9 2,593,506,293 — 1.0328 —

10 2,493,203,669 — 1.0313 —

2023 10

1 (2015 4 20 ) 1,030,640,936 1,030,640,936 1.0300 1.0300]
2 (2016 4 20 ) 715,150,174 715,150,174 0.9594 0.9594
3 (2017 4 20 ) 566,574,742 566,574,742 0.9602 0.9602
4 (2018 4 20 ) 738,827,051 738,827,051 1.0115 1.0115
5 (2019 4 22 ) 638,516,135 638,516,135 1.0423 1.0423
6 (2020 4 20 ) 581,071,325 581,071,325 0.9812 0.9812
7 (2021 4 20 ) 611,476,665 611,476,665 1.0799 1.0799
8 (2022 4 20 ) 566,734,924 566,734,924 1.2291 1.2291
9 (2023 4 20 ) 532,542,199 532,542,199 1.2914 1.2914
2022 10 565,325,558 — 1.3476 —

11 540,124,976 — 1.2930 —

12 522,240,045 — 1.2533 —

2023 1 521,789,050 — 1.2610 —

2 542,039,833 — 1.3050 —

3 519,695,154 — 1.2603 —

4 539,884,966 — 1.2852 —

5 561,750,730 — 1.3349 —

6 555,225,490 — 1.3963 —

7 546,677,527, — 1.3827 —

8 554,485,345 — 1.4290 —

9 559,597,113 — 1.4432 —

10 561,151,392 — 1.4490 —
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100
1 3.0
2 6.9
3 0.1
4 5.3
5 3.0
6 5.9
7 10.1
8 13.8
9 5.1
10 12.0

100
1 11,411,251,985 1,135,172,974
2 1,566,971,515 3,813,802,846
3 563,942,119 2,992,946,811
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