EDINETOOOO
0 o o = 222
Ooooooooooooooooooad

2024

03 5524 8161

3,000

1/198



EDINETOOOO
0 o o = 222
Ooooooooooooooooooad

)
)
)

11

)
3,000

)

0120-781812

03-5524-8181 :00 17:00
https://www.skam.co.jp

)

2/198

2.2

2.0



EDINETOOOO
0 o o = 222
Ooooooooooooooooooad

0120-781812
03-5524-8181 :00 17:00
https://www.skam.co.jp

)
)
2024 2024
)
https://www.skam.co.jp
0120-781812 03-5524-8181
00 17 00
)
(10)
(11)

(12)

3/198



EDINETOOOO
0 o o = 222
Ooooooooooooooooooad

1D

(11

4/198



(

)

EDINETOOOO
0 o o = 222
Ooooooooooooooooooad

))

12

5/198



12

12

EDINETOOOO
00000000000 DO00D00O00O0O(EL2422)
Ooooooooooooooooooad

https://www.toushin.or.jp

6/198



EDINETOOOO
0 o o = 222
Ooooooooooooooooooad

€D 6~nBEECHBIRELET .

FRALEAICEUEZ 6 DORZSHEE (BAMI - AEH - BAEZ - AEHES-
EATBEREEST - AETBERERS) ([CNSVRALLDBIRELET,
BREE. IFHSIUDRERNANPFTCISREICKRALT, TRULFF -8
FHDEFEBELET.

AERoE#Ess —{ EEmER0REES
P il m
#1/3
[@ED -
Bl EkREBEL. BAMOED. TPUEOFESEMREEC, BUDHESE
HSssLUTHERFER(U—MIZ | AEEEECESLET . (MSEEE

#3801 FORALET . J 20T, REEDNURIERVET.)

. HEREALE

6 DDHEEFRUCEETHE6 701 T"Dﬁ‘-ﬁ&rlﬂsﬁ'a

71198



EDINETOOOO
0 o o = 222
Ooooooooooooooooooad

V) HEsEEBUTIRZ2ENA-ERN B TEET,

REISEEFETNTNRLSEHSTZI2HaANHYET. TOLILEEZE
HAHBDEDEICEIT, ENH 1 DOAEICHBALEESLVE, EEEH
BONCRBIRVIBFTIET,

URIZ LR (EREDRENMOTET. ElEOREAUEEHEFISDHERTLET.
HETAHREICEST, BELOELEZEITSHELSSIEY.
UATDAEXRZREVET. UZIDERDRIBETEST.
'Jﬁ'-‘*' SEEEODR
%% HEWH BB = DA X =3 SRS
o @ , 2
T WER : 4
=l = & L/ ;
%g sl = uzz  #| \
& A
9z BRI /|
B TR SIS EIER - HEA

SICA<ES, M OENEN AT <EUET. Bt
% FEOEE. —WOEEI DA A—JTT.

{5 SARELESESESZIVWTICEE2E8IELET,
BHAMRENR (128 (KEQOBSIEREER) ) ICESBCHHICHE>THES
wTWETD,

TEDBEIIAA=ITHY, HRODDEREHWRISEDOTEBY FEA, HE
WRIPBHDEDHS L. FEETRRNEEBYET,

IREHEEOBTINDA X~

frj‘Eﬁ HRE HERS ﬁn"Eﬁ HEE HEE SEE HE: ke HR: IEE HES

HUDFPURIBERITVWEF<L<EEEROFUFTTOT. sRRSIEHNICEEEINET., (BiIgED
BRIC. EMATEOEEHDY EEAL)

HAOBESETHT TR IR IESICE. BRI RSO FRIE T OCVWEEUELRSUET,

¥ U< [FERFEHICERVLSODEBLETL,

U HENREE, BRERRORESZSOLHF BEFNEETEE
(FibmzESHET.) FELET,

N aRkElR FF RAFIREPLICRELERESRETO_CEBIEL,
AT BEMHESEMRUTCRELET,

8/198



EDINETOOOO
0 o o = 222
Ooooooooooooooooooad

o

Colln e D IRsaEelcid 38ESE

OLR2IE, BREOHBL FRAY, RigEr | ARl L E it
DRAEDSKILDNETOT, 2REN . =
FIDONBE, ZOLMBLH, BEFHIL | | -
FHYET. RER o N

L

[ @HEmRIE. HEMRIhICRA LN (SIEBEORESINS LUHESESTEES)
ERATHIDNBBANBYET. TOBS. KBRS B ORAEBEIZAMGREE & AT
FEEBoLlCBYES,

Fiz. DEEOKED, BT LEHEMBICHSITS77 FORERETTEOTIREBY E Ao
SRHMEPICRELERGEEA TIWDONSES

AREBNSBEM{IAN ERLEES WIARErSBEMBEN FELEES
10.550F3

%,

AEREE HiRNE =Lopd s RN E SEEREE SREE
SiicE Siict S1achl sk

#BCHT#ER #S0FPEREHL = IEHERE * T EC TR ER *BORENRL s afiEuRE
500MH 450/ 500H 4208

() pEcH&E. OENIFEOESFNG. OENTREONGHRESOREEE SJUOSKERMIELSU
[CERDANETY., &S, FiEHHICBIE, HEMNRBENSITIONFET.

# PRI A—ITHY, REOSESTCELEGHNZTEHTZIDOTRASNELADOTIBRATESL.,

@R\ EDNIT7 VFOMAGRICEL > TIE HEEO—ERVLINTH, RENICIXTERO—ER
HRUICIEE T3S BUET,

TPUFBARDERRRICEY. SEREMALYBEEGRADOELHIHNNEHOZBEECRRTT,

SETO—HFTFEO—SHLEVICHEYETIES IR0 TFO—ELEVICHEETIES

EilicE | . Eﬁhﬁ“ & (HRSES)
N RRENICTED—E -
My Mﬁ — 5 £ ., m
b IWELEHBENED .
RERS | O EEIES segamstanae BrEs | | wmsee)
SEeEhE| LFT,
(Ea Esnm | Ah. mALES (89 ) %ﬁ
Tk i SR ) 8BS RIEWB b -
BRTE | muenyEd. @RI

Bl | @RmE (REEOT 7 FOMAGE) £ D58 SOSESETY .
AELEE (BRSES)  @RTEETOLESN SOSESTY. SESOERESOERITED. TFLESR
(HRISECE) DEIZITEILET.

9/198



EDINETOOOO
0 o o = 222
Ooooooooooooooooooad

ORELBRORCY b

B FERNSAEY HTHSTISE O3 HITS38MICEB T 32005, REMRBRNEIC
KRR (1AL TA4) ERFTSENTEET,

B SR CERATEE L TREZTL. PRIINCHED LRICE DN (FrE2IL -
T4 ERVET, J

i;[?efﬂﬂﬁéiﬂ@ Wl &R BAOERZEREREOUDLDTCHY., [1 BALVOTFRESE) & [HiE] TE->THD
SNEY.

HIVUEED 2 XER
SZELCRESIRESOHEE EFEEHEDRE
HORSE & " = HEEOE Lty
o 1 w [C& BN i i
(i) et (Fresn) (w3 17)
i TR i |c:n

B DR E N R E - 1o
g - cosei
e A=Ab7 [ R75322 D R5v7 Em Ay El=zs
yﬁ,, BR~ov+— ey = AIT—FV g -
SUAR—Ib
,!:;lg —ESECN MESTED - — P + E2e B +—xh57
m=7ev5vk 0250 [l AL B #UR il —2—Y—-5UF

#2023 5 12 BRBEQBRNRE - HETHY . REOBRE ZREYFT. EIANTUELESEBUET.)
= HESTOTEEHEHSEEMSCIKOKUSA| (SR OEREETY.

O HEBHRAICEDERIE, 10T — - AVARRARAIS - IRIAV - UZFTYERTVET,

~A0=F = A IRARAV P« IRIAVPF - USF Y RICDOVT~

tHREDIEAERTRERET AU —FELUAEERENEZNRC. BRACEERSPERY —EAERETR
(iR T ARURIO—/LREERAH [ 20— — - TI—7F| DEEEATT .

HTRBOSH SV IREDEE L oTE, EROL S CERANTEEVEENBYET,

10/198



EDINETOOOO
0 o o = 222
Ooooooooooooooooooad

wEOER

S BRI (LAEAFESFIEVHI Y —-T72K)

AR

AR EHRAPSERYE<RREZANICHITLET,

BABHEORE

FRESHEYAHIBTEZ LES Y TESRREEELET,
Fi, BEOREE, FHESEREEREA. 2EDINS I AEERL,
ERICHAANSBIRERELET.

H—RT+UADUR IS4

N =27 R OEEB[ROEH T CEDERFEEE - HHLET

U AEH (LA AEREFRLHIEVHT =T 72K

process | ) EREAS
AL EREREOWTHSEDNVE<BRRZEZANICONULET .
process. 7 | BASRRDRE
- HEFREVOHIDOMIEIC T, T EDOFE LR SEHFIBWULHTE
TESRMERELET .

&Ko, BBOH, DR, EEFRCEZRER, EHRONTR%Z
ERUTRRICIRE I IWARTIRELE T,

process| 3 | K—h7AUADURIHHF
- =D UROEREHEAOERET P TOERSEEE - HFLET.

[MSCI-KOKUSAL] IE2WT

MSCI-KOKUSA| 1 2 F w I AR MSCl 1 Fw I AD—2TF . MeCl+ Fw 2 AUF. MsCl-1 I HFRE T 515
BHEEMOSH T, tROOEROTONERE LTERALTVET, MSCl 4 »F v 2 AZmiBOnEERTiHNE
LT, FREEOFI—2 L LTELE<FIBAZINTVET,

CCICBBESNS2TO MSCHKOKUSAI DfFEE. ERo@ET SMERN S0 TBUETHY, TORRES LU
SERERENCIROSHEL T SEOTEH U EFA. COMBIZMSCIOERRETHY, FICTOE(EREIZMSCIHITHE
LTS, TOMEE LICOE—E20BTH. BHENT—UOFEZOMBSHSEMERL. F-ESSHHNHEER.
HE|EVAT LEBRVWTHEY. 88, T —7502EF—EE8E - 7% - EHST S LBRELESNTVET.

11/198



EDINETOOOO
0 o o = 222
Ooooooooooooooooooaod

S ) BN SAERS (REAYYBL)
WL BROARES LUNBOSHBHESAIZELET,

OfZFORSL > b

B OHEESD, HtREEOHESFITRETES NS, MFIRAICEZI VDL - P10
THEIENTEET,

BESVWEBRHOEEICEREEZTOICEICE ST, ERVAZENNAHEN MBS ESE
BRLET,

BHEOEFENRE
® | Bx E PAUR
g HERNRET BARME, EANBCBVTEHER =[O0, BE RN NS LU DRemEE
RESHSBEBEENLL FOBMERBHERALT FEERNRELET.
WBEDELET.
F—ARUP AlE— £TOR IAP=P F4USYE T5YR  BAY  #Usw PLLSUR AFUF

w

- 1 e =l | .=

ShEF  URPZF MZEYTNT WS ASvS KNI R00%FF7 A0OXZ7 R4y 207F7

= =T ee am B D

HEMEFHBHER (EVMU) SNEOER. HReERSLURRSMNEEBE IRELET.EMUESE,
H—AE[1—0)E8 ) 7 3RS (EU) BEICL Sl D AR SR ROEREZBIETHENETT .

I-ASUP NPT FUR=D T3V W91~ YUBRl R0FY AR AFUR

i+l 1= GE == ==

) Eﬂk AE EMUSHEER< URSEOEMN. BT RMAMN, 075D LUERRM {IEIE&ﬂﬂ RE
LETRENRETINHMB EANGBCEL T ERBAREEISAAMSLL L DERBNZERRLT
LaHBDELET ., EEELNOEISERIHTLNHVET.

% 20236 12 BXBEORANKETH ), Sk, TENZBENS)FT, REOBAEIRBYFET. EFANT
LWEWBS BB UET.)

FOH

ERIEHDA A=
[BRETRE S&P Moody' s R&I
AR AAN Aaa AAA
AA Aa Al
A A A
B BBB Baa BEB
2] BB Ba BB
bl B B B
4 CCC Caa CCEC
CC Ca cC () S8P: A9 F—RATF-X
C C C Moody's i bh—T1—X
(L) D R&|: Mttt EmEt 9 —

HMRABASSVEIESEHORICE T, LROLSCEAFTERVESHBYET,

12/198



EDINETOOOO
0 o o = 222
Ooooooooooooooooooad

BEIOER

) EAES (LASAERESTY -7 R

BRI
RABEREREHRENYE<BRREZANICHHTLET,

B 2) EABREDRE

SHACEPH@IE. HRBRCEOEFOZEL, EBRVRIGEE

BEAT, RRICHAANDSBRZRELET,

Dtocess @) H—R7AUADYR TS
I—D 7P U ROBMEBMEBOEHECEOEASEERE - HHLET .

LAZEABNY TUVETT—T7 H)
LhZhEREINEESTY—T7 VR

| @ - SEfES (bb&fuakuw::ﬁw'-v?w

process | | IBEBBAH
RO EEEOESFHEEIY E<BIREZSANICORLET,

process ) | {AASBHDRE

ERIDEFKEDH @S, FHREHAIRT & DEFIDZEE,
ERIOENRIFREEZBFEA T, RRICHAANSHBRTRELET .

process 3 | K—RTAUADYRI R
-7 U ROBEMEOBBE DT DBEREEEE - HIFLET,

13/198



EDINETOOOO
0 o o = 222
Oooooooooooooooooad

V rsEzaEs(U—~)

=

= ERU—b. AEU—b (BEAYIBL)
L BABSLUNBEOREEREERE ()—h) ARELET .

OPBEREESE (U—F) ORA> b
W BAENICTBMEAREUEMRNESNET,
W U—hE FAHEOEREHRA LIS, BEECHRETOHMAHCEOTNET. Z0
8. FHENSOREE HBEELTRERBEMNATLETT,
WUk, fFCHRACREOIEBRTZE T 5RANHY ., SBIREONRELTHEMNTEE
D—DEBAET,
 BONEESCERSED)—FEBICHBIRENTETT.

® FHELEETEEE. (THEEEMHELEEMESR) T. IReal Estate

AEEERE Investment Trust) OFNFZERN-T )=~ (REIT) EMENET,
B 13 ® )—H3. THEEHNSEHEEEICE T, THEDEA - EIREEETU.,
S50 ZNIC L TALEEBERARE D SREEANRSESIS | EVSHBRT.
S EE T REIC SRS LR e/ N TEEY,
<U— D3>
i U=h HIRREYG
BU—FEEL‘}E BE N\ BEEDAD) FTHRORA-EE A0 2, R RENERD.
FEELEE Ay ICFEhEI#E N REREE BET s mED
73 2 T3 oo BEAEDH

U—bORE R E - ithis

BR - chieitst PIP + AP =Tl
| il il =
= RlLE—  AFUF  AASIN El== |
FAUN B F—ALSUF
il — )
IEI i ol & . A B oA=L “
h+e E I] Bum —a—-d=—5uK
Bfw  PALSYE  AFUR

#2023F12FERECEANRE - hiETHY, RREOEALEEZUET. BFANTULEVESESUET.)
#NEU— ~OEENREX SEPEEEREIT EMNMAETT . EHMNETH > TE. HRBANELESHHUET.

O AETHEREEFRICISEME, T3v20v0 - I ARRSHIMTVET,

~7Sy 70y 7 - IrINVICDONT~
75w o0w? - Je/ivaREHE TO—/ICREBAC V2 2E2RMT 375y 70w 2 - ZIL—7 (BT,
[FS5wo0w ] EVWVET,) D—ATY, IS5v20v 7. HRH30VEICHRERL. ¥1.411%H
(2023412 BlE) ZERT 3 HREROREERI I —TSTT.

HFMABESSVWEASBRFICL ST, DL ILERNTIEVESTBYET,

14/198



EDINETOOOO
0 o o = 222
Ooooooooooooooooooad

#HEIOER

g EPIU—k (LAZAIJU—RTH—T7VRI)

ARG
EEERGE J-REIT HISZNYE<BRIRZ ZANICHTULET,

EABTEDRE

ST OREYE, @BOSREREA. ERICHAANDSIRIRE
REULERT .

HR—hTAUADUR T

N =27 U QEEHROEEES PEDERFEERE - HTLET

| HEU—F (LAZATO—/WU—PRF—T7R)

process ] | H—h 741 AHESE
T BAEBR<HREEOSMERIEI LS (LBFEERHET,)
DARBIEREE TSI IRE L. SAPKEE REIT ISROBISI0ES)
TRREREEBIELCEREGTVET,
process’ 2 | H—NTAUFDURT S
T S&PAKEREITIEMOBS & v H—D 7Y ROREHRD @EH=0D
BB LU ZDBRSEEEE - HHLET,

 [S&PFEEE REIT 188 ITDWT

[S&P SEEEIREIT 58 &2, Standard@Poor's Dow Jones Indices LLCHFET 5 S&4P FO—IHxEEROER
RO L S, THESEEE (REIT) BLUBROFEICE I BAOFHHECFEESHcE IO THEESNS
EHTY,

HpEEE. Standard&Poor's Dow Jones Indices LLCOBRTEL . A7 7 FICHLTHRFEFSASNT
WEFET, Standard&Poors® B LU SEPE(LIT [S&P] &LWAET, )2, Standard&Poor's Financial Services LLC
OEREMCHY, SAPRR. B2 P/ FEHE - 35 - R - (REFT300TRE EH A SEPIF, SAPMRETS
SENFEERENICEENST Y0NS SV EREENERETIOOTIREL, F, SAPMLAERTIEEN
FlEFENECESFENST—FENRLEERE DEBHICE L TRIISOHEER D8O TIESEY F .

15/198



EDINETOOOO
0 o o = 222
Ooooooooooooooooooad

B HEASEBISOREICONT

HO7URE BEDIFEFESEHERAEICRAELET.

B AEAEREOZBOREEZITETOT, HERXODAGICHLTARICESEHEE MmN
TEFETH, —AT. HEEOBREICHLTABICLEEABBAERETEENBVET. S,
Y7 TIIRAE LTHBEASHBBROMEZ0HT 0S| (LWoBAEAYY) [JTVERAL

BETH N ERAEMED A A—

AE(C2 S HREE Ol ARICESENHREEOMMSRR
AXR—ATLRLET. AR—ATTELET.

MRS

8 @& » B

# FROF—HEESORETSEY . BYERFICLUVRESBEFEUEFT.

16/198



EDINETOOOO
O0O0000000000000000000(E12422)
Oooooooooooobooooooad

W IFYROLEH

RE—2ZFF IY—-JPUR
LA SRR SHIE
IY=T7FR
LA E AR ETRRY
EUBET Y — 7R
EARS
- e A@MH
Lhsh  BET i || Bxouum
| e, (2| S
:HF | | ey—grur Wi *m: '
e Lh®A#EY TUA BEDWS
(AR TH—TPUR e
LA ARSI RS
TH—TPUK

EATRERRIER

Tz
AR =T — .
Skt RABER
AR,
LiZEhgO—IMI—k B ERSO
IH—Tr R TWE

o

BREEDERIE. LATATO-NIL6BED 7R (BRRER) (RE=D7UR)

ICEEHON, LEEDBIT =T 7P URICEEINET . CDLDIC. EENHER

EIH -7 RTI>ARE (D73 -7 RARK) ELWWET,

# [LASAERTRYSTIEV#Y— 277 R OEREEICMT SHERIE. 20— — - A RA LAY R -T2V
Ak USTw RICSRLET,

#[LASATO-NIL — -2 7B OERESCMTIHRERE., 7S5y 70v 7 - v/t ac =ik
L&ET.

HMRBAH SVIRESBEFICE > T LROLITEFNTILESHBYET.

W EBREIR

BAAOKR. 2. FHEREEIAORE LT F—77 U REBL TIHVET.
(LA AT O—1NL 6 BED YR (BERWE) HiltIc BRIELEY . HE
BREECBERAITICEEHYEFAL)

17/198



(

)

3,000

2006

15

18/198

EDINETOOOO
0 o o = 222
Ooooooooooooooooooad



)

EDINETOOOO
0 o o = 222
Ooooooooooooooooooad

LAZxAFRYAIR Y EF—7 7 F
LAz AiERAligE~F—77 2 FI
LA Jl—FrewHFf—o757 2 FI

L A& AR GRS FIE D gh~F—T 7 -/ F
LAZLENY 7 v fif~F—7 7 F
LAZAERY T Y ivF—77F
LA i nEiiE~yF—77 0 F
LAZAZa—Rp)—bwHF—T7 F

LAEAZa—r L6 BET7 7 K (BHRER)

Hieatt ZRESt
L A& AT by fv S “BHUF J i ree At
ﬁﬁ%;‘t - b, R e O ) Ak > _|: £t ¥ o3, AR y al "n"-'_‘,'
. HIE + WS L) fllnf..-lnﬂl'-'] il[.'ﬁ \.l"*’i'l'J. I':'\':‘PJA-.:
(RIERF OB TH Y, KO% PR e
HERITWET,
. b e DS aE O - TR
I:Dli ﬁftﬁrﬂﬁfr ) b;‘ﬂé . :EH."F.TIIH' |;EE|’T'}-EJ-€':"'I>|1| JT'- ’:-':.:'
@EFETEMAED MR 5 (T2 et : 0 A~ A Y —
R 7 A FAGEE TERA S )
P (0T ki oo BEL -
N Ao Bl v S 2 - 25 AR
TEesth
) ‘J-{'Lj' |r| 112 -«:_ fl? Hi '1"'] l[-f,_ ;L',..{ ;'IL-:V"') 'ili|;ﬁiJ;"'.'f1? . I.Tﬁl_'rl .-!{.-I'..r-'n %
bL H.AE'I'IA'_ ¥ "" [ l /..,'- .ALIIE/\\I#: 1 r-'r]'l."
B OHE = J'C R DR AP ET >
" o | TAH  BHAH
ffd (D2 far b o BEAL gt » ¢
| @ -iagEaRic i 4w o
Ol de, e, CIARR | BRI R oS RAs
G EH BT S W
PEVTH R 2t
Diapg—H—r f LA A wF P4k VIFoF
(Feite s S et S B e IR e d5 ) 2 B A R F it S T
TL A& AMRER ST H D~ —7 7 2 F) «_H#I?hwif )
@FFowraugd - Dyl NH
(it e b T s o0 i o d5 [ 2 A A R e A S T T
LA A Fo—sin ) — e —7 7o B oEEERETGET

19/198



1990
1991
1992
1998
1998
2007
2017

200

12

11
12

EDINETOOOO

0 o o = 222
Ooooooooooooooooooad

4,000

100.0

(

)

I+

I+

I+

I+

10

10

10

10

20/198



(

)

I+

I+

10

10

21/198

14

EDINETOOOO
0 o o = 222
Ooooooooooooooooooad



EDINETOOOO
0 o o = 222
Ooooooooooooooooooad

22/198



(

(

)

)

N o/ N\

20

21

50

23/198

20

EDINETOOOO
0 o o = 222
Ooooooooooooooooooad

19



EDINETOOOO
0 o o = 222
Ooooooooooooooooooad

10)
11)

12)

13)

14)

15)

16)

17)

18)

)

10

12

10

11

19

20

14

14

16

12 16
13

14

24/198

14



(

)

25/198

EDINETOOOO
0 o o = 222
Ooooooooooooooooooad

10

236

341

10



(

(

)

)

N o/ N\

21

22

26/198

20

EDINETOOOO
0 o o = 222
Ooooooooooooooooooad

20



(

)

10)
11)

12)

13)

14)

15)
16)

17)
18)
19)

20)

21)
22)

13

10

14

12

20

16

27/198

17

14

14

EDINETOOOO

0 o o = 222
Ooooooooooooooooooad

18

14

11

10

19

12

10

17



(

)

0.3

10

28/198

10

EDINETOOOO
0 o o = 222
Ooooooooooooooooooad

236

341



(

(

)

)

N o/

29/198

20

EDINETOOOO
0 o o = 222
Ooooooooooooooooooad

17



(

(

)

)

10)

11)
12)

13)

10

11

20

30/198

14

10

EDINETOOOO

0 o o = 222

14

14

236

341

Ooooooooooooooooooad

0.1



EDINETOOOO
0 o o = 222
Ooooooooooooooooooad

31/198



(

(

)

)

I+

32/198

EDINETOOOO
0 o o = 222
Ooooooooooooooooooad



(

)

N o/

10)

11)
12)

13)

17

18

11

20

33/198

EDINETOOOO

0 o o = 222

20

10

14

14

Ooooooooooooooooooad

16



(

(

)

)

1984 12

100

ixed

EDINETOOOO
0 o o = 222
Ooooooooooooooooooad

14

236

341

ixed ncome

ncome

34/198



(

(

)

)

N o/ N\

18

19

20

10

11

35/198

EDINETOOOO
0 o o = 222
Ooooooooooooooooooad

17



(

(

)

)

10)

11)
12)

13)

0.10

20

36/198

14

EDINETOOOO

0 o o = 222

14

14

236

341

Ooooooooooooooooooad



(

(

)

)

37/198

11

EDINETOOOO
0 o o = 222
Ooooooooooooooooooad



(

(

)

)

0.30

2003

38/198

EDINETOOOO
0 o o = 222
Ooooooooooooooooooad

14

30

31



(

(

)

)

N o/ N\

N o N\

39/198

14

11

EDINETOOOO
0 o o = 222
Ooooooooooooooooooad



(

(

)

)

30

0.30

40/198

EDINETOOOO
0 o o = 222
Ooooooooooooooooooad

30



(

(

(

)

EDINETOOOO
0 o o = 222
Ooooooooooooooooooad

PLAN (EHED

ERBEEAS

X EASE. ERUMLIUREME
FTHMTLEERMEFEL. AELEY.

s B

DO (%17)

i &R

BRAERSAETRELERRRIZETE,

ERAREEERTEL. =7+ DREEFLE
7. (1SHHE)

N
L—T 1 T8
RIBNEREL. NEESFOXRRGEGVET.

48

)

)

h

CHECK/ACTION (#5&i)

AVISATFLA-BRANEERS

REMEOERIZASER-MTIFRI=OLT
WML, RELET.

i g gl
FALTIATAARBERICMTIARTRE
fFLET.
- BAENSAETRELEA—LOATFHRRED
Fxud, UASEREGULET. (6&ME)

ﬁ

41/198



(

)

100

10

100

20

42/198

10

EDINETOOOO
0 o o = 222
Ooooooooooooooooooad



(

(

)

)

43/198

37

EDINETOOOO
0 o o = 222
Ooooooooooooooooooad



EDINETOOOO
O0O0000000000000000000(E12422)
Oooooooooooobooooooad

LIPVROEHBEES LU WIOFVRERENGEEISALED
EUEMEN (DECEEIETER) OE FRE EE O E
(P e (%) (Wi%8:201 9% 1 B~20235F128)
. T ER (oic s AR (e %0 %0
22,000 { 80 80 ﬁﬁmﬂ
19,000 60 60 508 €27 ek
16,000 40 40 —3pgf
13,000 ‘ HTﬁh 0 204
10,000 == i1 S | [T T K o o B
256 R |y ey W
Lﬁﬁﬁﬂﬂ&ﬁﬂwmﬁm 150
4,000 . ' : - 40 -40
2010/01  2020/01 2021701 202201 2023/01 2023/12 S7rUF BAR SAZE FADE CIZA SOEM FREA

FH)

# FEQETS 7). SRFLSI3E7 7 Y FOEE | EHORBZES L UBEGER (HESBIRAS) OEEERTLILDOTT.

& BEALHEE (DACEEIGE®) 12, HEE (WS H) 2oRBICEREULCe0LRELTHELTVLEY. LATAFPEY
TRIUA MEE (B) R LTV SERGEREIREIBESHNBEUET.

# PEEOEIS T, BT 7 VFSLIURBRNEEEISAUCDOWVT, 20195 1 A5 2023 F 12O 5 £MOERE
ICHIFBEGE | SFRAOBERDTY - BA - B/ERTLILBOTY, BBISD1E, Y07 /FEARNBREI S
EEBNICHETESLIICFRLICBOTHY, IATODHEET AL 7/ FOEENREEERY F A

LRDTSI-T—IFREDERETLEEDTEY, FROBRETE-FIITIEOTRESVFEA.

RENGHEI S ALOBREZOEEICHW BRI OWT

REISA  EEE e HEFIOMSE
BAOBRATBELRICRET 2-E6c,  HAaL PXGH
e TEURERIGER BRNRELCOBEREETET—rob  RISHLAL IPX
NUFT—IC, EAEEBLLOOTT,  BHOMERM
MSCI-KOKUSAI MSCI Inc. piBESE LT, DA< RO
SEEE AV FvIR EOBXENRELTHELEST. B2 MSCl Inc.
ELAH, FIR—2) EERULEOTT,
MSCI TY—J> 5 MSCI Inc. RS LI.. EROTREDHS
FEEE  T—TuhA YTV ENRELTHEUENT, BXEEBLE  MSC) Inc.
(273, BA—2) 8OTT,
BHIAF1-YrU—UB—F&IU8  BHIAF1—ov
FAUTBREUMRELCVSEZOEM U—UY—F &
B3 NOMURA-BPIEN ABOBEENRICETEHCHRINE  IVILTF4VT
BRINGEHTT. BRait
. FTSE Fixed Income LLCIc&UBEEN, .
sugm (D UTANCIVIR prapcusrE@omRORamERE | o0 Vel
: ETBORGEHECHEFSUERTT.
PELAS AT
WA T T A - J.P. Morgan Securities LLCH'EHE. &% TP S
FEEM Tv—IUTT—ru LTV, SEENRTT M mEREn 8

TO0—-F1 11— 7P
(F~—2)

ER@IcLi-EN T, Securities LLC

(i) ENOBERE. B v IETORWVEREBRELT, AN—-A&EULTLET.

HIEFIOMMER, MEEMICIT S8R, ANHEFZOR—UIORRIERLET,

HRERER, T-FV-ARET ISERELLICHRASHBRRESTHFARMHRBLTEU RI N, BRIEEDASIC
DULT, (BB, [EHtE. suett. Bt B, SR ST VORI ETVERA. Fio, SEMERICMELT
HESRAFCERENE UCBRECAES. LEREE=0NAICERT SAESLU—IOHBIZDVT. @5
ORE ALFEEA.

44/198



EDINETOOOO
0 o o = 222
Ooooooooooooooooooad

)
2.2 2.0

0120-781812
03-5524-8181 :00 17:00
https://www.skam.co. jp

)

)
SEERIICNULT, £31.155% ($151.05%)

| 1 BOSBIOEEEN : RERMSOTHELES  SIERME x (RE08365)|

# PECOBRAEEMELZTH S, RHESNEERREICEYFT.
FEREENED. FREEEECTEEHEEN. BHREUE. FAERETOLE
RHEESEHENSZHDNET,

WREEER HiSE B9 (B SLURBRONE

(1S5E3EEH) srra | FREBHICHUT, | 77YKOBR, BEAHAOBAEE. ZEBHO
F0,48% (ERB DS

MEERTICHLT, | ZNERNSENSHETOEN. BEOREDEE
F%0.50% BLUMA SOWBREZTORMD

HMEEHBICHLT, | ERMEOREDIUVER. BRSSO EREH
FE007% DRFTHOH

wiEatt

FeEsit

0.50
0.50

45/198



(

(

)

)

0.0066

0.006

46/198

EDINETOOOO
0 o o = 222
Ooooooooooooooooooad



EDINETOOOO
0 o o = 222
Ooooooooooooooooooad

20.315
15 0.315
20.315 15 0.315

15.315
15 0.315

47/198



EDINETOOOO
0 o o = 222
Ooooooooooooooooooad

1 12,000 2,000
10,000
12,000
!
- ' d
10,000 -
10,500 12,000
9,000
9,000
a (2,000 )
9,000
10,500
(500 )
(2,000 ) (500 )
(1,500 )
(10,500 ) (500 ) 10,000
12,000

(12,000 )

48/198

(2,000 )

(2,000 ) 10,000



EDINETOOOO
0 o o = 222
Ooooooooooooooooooad

2023 12 29

20,041,158,711 99.17
( ) — 167,612,785 0.83
( ) 20,208,771,496 100.00
() () () () ()

1,291,177,810 2.4979 3,225,233,052 2.6234 3,387,275,866( 16.76

809,252,673 4.1088 3,325,057,383 4.1637 3,369,485,354| 16.67

947,309,176 3.5135 3,328,370,789 3.5134 3,328,276,058( 16.47

1,195,425,326 2.7726 3,314,436,258 2.7730 3,314,914,428| 16.40

2,586,271,279 1.2664 3,275,253,947 1.2779 3,304,996,067| 16.35

632,735,669 1.7152 1,085,268,220 1.7638 1,116,019,172| 5.52

715,949,778 1.5078 1,079,509,076 1.5547 1,113,087,119| 5.51

532,517,868 2.0842 1,109,873,740 2.0790 1,107,104,647| 5.48
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99.17
99.17

1
16 (2014 6 12 ) 25,351,907,556| 25,418,145,009 7,655 7,675
17 (2014 12 12 ) 22,967,369,736| 22,994,054,875 8,607 8,617
18 (2015 6 12 ) 19,328,543,804| 19,372,130,588 8,869 8,889
19 (2015 12 14 ) 17,038,323,120| 17,079,148,997 8,347 8,367
20 (2016 6 13 ) 15,700,557,630| 15,740,093,953 7,942 7,962
21 (2016 12 12 ) 15,879,855,392| 15,917,855,951 8,358 8,378
22 (2017 6 12 ) 14,908,717,945| 14,944,638,618 8,301 8,321
23 (2017 12 12 ) 15,158,544,636| 15,193,445,726 8,687 8,707
24 (2018 6 12 ) 14,968,574,870| 15,003,681,776 8,527 8,547
25 (2018 12 12 ) 15,125,681,679| 15,162,483,521 8,220 8,240
26 (2019 6 12 ) 16,016,761,314| 16,055,347,625 8,302 8,322
27 (2019 12 12 ) 16,939,125,464| 16,978,154,456 8,680 8,700
28 (2020 6 12 ) 15,002,067,870| 15,041,912,381 7,530 7,550
29 (2020 12 14 ) 15,165,916,501| 15,204,279,473 7,907 7,927
30 (2021 6 14 ) 16,643,385,616| 16,679,695,202 9,167 9,187
31 (2021 12 13 ) 16,355,725,905| 16,391,764,573 9,077 9,097
32 (2022 6 13 ) 17,540,901,706| 17,578,339,252 9,371 9,391
33 (2022 12 12 ) 18,622,266,310| 18,662,652,648 9,222 9,242
34 (2023 6 12 ) 19,968,263,413| 20,010,134,527 9,538 9,558
35 (2023 12 12 ) 20,118,165,099| 20,159,215,227 9,802 9,822
2022 12 18,309,989, 762 — 8,952 —
2023 1 18,864,820,185 — 9,161 —
2 19,299,249,802 — 9,312 —
3 19,159,779,609 — 9,152 —
4 19,663,871,180 — 9,343 —
5 19,815,412,608 — 9,424 —
6 20,229,319,375 — 9,771 —
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7 20,240,924,478 9,779 —

8 20,501,974,172 9,879 —

9 20,239,585,345 9,717 —

10 19,567,622,922 9,414 —

11 20,289,999,273 9,827 —

12 20,208,771,496 9,945 —

)
1

16 2013 12 13 2014 6 12 120
17 2014 6 13 2014 12 12 80
18 2014 12 13 2015 6 12 90
19 2015 6 13 2015 12 14 120
20 2015 12 15 2016 6 13 120
21 2016 6 14 2016 12 12 120
22 2016 12 13 2017 6 12 120
23 2017 6 13 2017 12 12 120
24 2017 12 13 2018 6 12 120
25 2018 6 13 2018 12 12 120
26 2018 12 13 2019 6 12 120
27 2019 6 13 2019 12 12 120
28 2019 12 13 2020 6 12 120
29 2020 6 13 2020 12 14 120
30 2020 12 15 2021 6 14 120
31 2021 6 15 2021 12 13 120
32 2021 12 14 2022 6 13 120
33 2022 6 14 2022 12 12 120
34 2022 12 13 2023 6 12 120
35 2023 6 13 2023 12 12 120
16 2013 12 13 2014 6 12 6.64
17 2014 6 13 2014 12 12 13.48
18 2014 12 13 2015 6 12 4.09
19 2015 6 13 2015 12 14 4.53
20 2015 12 15 2016 6 13 3.41
21 2016 6 14 2016 12 12 6.75
22 2016 12 13 2017 6 12 0.75
23 2017 6 13 2017 12 12 6.10
24 2017 12 13 2018 6 12 0.46
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25 2018 6 13 2018 12 12 2.19
26 2018 12 13 2019 6 12 2.46
27 2019 6 13 2019 12 12 6.00
28 2019 12 13 2020 6 12 11.87
29 2020 6 13 2020 12 14 6.60
30 2020 12 15 2021 6 14 17.45
31 2021 6 15 2021 12 13 0.33
32 2021 12 14 2022 6 13 4.56
33 2022 6 14 2022 12 12 0.31
34 2022 12 13 2023 6 12 4.73
35 2023 6 13 2023 12 12 4.03
)
100
16 2013 12 13 2014 6 12 482,280,517 3,964,260,630
17 2014 6 13 2014 12 12 493,171,753 6,926,758,791
18 2014 12 13 2015 6 12 392,973,495 5,284,720,974
19 2015 6 13 2015 12 14 454,929,336 1,835,382,722
20 2015 12 15 2016 6 13 356,166,998 1,000,943,650
21 2016 6 14 2016 12 12 430,843,816 1,198,726,037
22 2016 12 13 2017 6 12 589,692,327 1,629,635,179
23 2017 6 13 2017 12 12 1,072,242,232 1,582,033,898
24 2017 12 13 2018 6 12 1,175,205,704 1,072,297,653
25 2018 6 13 2018 12 12 2,059,118,409 1,211,650,434
26 2018 12 13 2019 6 12 1,923,135,613 1,030,900,988
27 2019 6 13 2019 12 12 1,857,546,311 1,636,206,110
28 2019 12 13 2020 6 12 1,493,614,527 1,085,854,750
29 2020 6 13 2020 12 14 1,059,080,573 1,799,850,052
30 2020 12 15 2021 6 14 919,560,923 1,946,254,133
31 2021 6 15 2021 12 13 1,239,524,226 1,374,983,331
32 2021 12 14 2022 6 13 1,510,805,650 811,366,352
33 2022 6 14 2022 12 12 2,222,236,476 747,840,790
34 2022 12 13 2023 6 12 1,974,260,220 1,231,871,857
35 2023 6 13 2023 12 12 1,474,799,895 1,885,293,293
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33,913,593,110 99.60

— 136,270,420 0.40

34,049,863,530 100.00

) ) ) ) )

1 132,100 2,056.95 271,723,095 3,285.00 433,948,500( 1.27
2 57,900 5,081.02 294,191,058 7,359.00 426,086,100 1.25
3 94,200 3,159.94 297,666,348 4,415.00 415,893,000( 1.22
4 34,600 5,782.07 200,059,622 11,930.00 412,778,000 1.21
5 16,200 16,029.54 259,678,548 25,255.00 409,131,000 1.20
6 131,600 2,267.18 298,360,888 3,100.00 407,960,000( 1.20
7 89,800 3,560.04 319,691,592 4,532.00 406,973,600 1.20
8 49,300 5,373.85 264,930,805 8,223.00 405,393,900( 1.19
9 152,000 2,659.65 404,267,068 2,663.50 404,852,000 1.19
10 125,000 2,520.58 315,072,500 3,233.00 404,125,000( 1.19
11 287,100 1,107.23 317,885,733 1,405.00 403,375,500( 1.18
12 118,600 2,811.26 333,416,479 3,400.00 403,240,000( 1.18
13 143,900 1,939.62 279,111,318 2,796.00 402,344,400( 1.18
14 38,100 8,508.42 324,170,987 10,550.00 401,955,000( 1.18
15 128,900 2,421.02 312,069,478 3,115.00 401,523,500( 1.18
16 223,400 1,603.12 358,137,008 1,795.50 401,114,700| 1.18
17 106,600 3,541.10 377,481,314 3,760.00 400,816,000 1.18
18 50,000 7,530.21 376,510,818 8,014.00 400,700,000( 1.18
19 92,400 3,183.37 294,143,388 4,335.00 400,554,000( 1.18
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20 127,800 2,632.55 336,439,890 3,132.00 400,269,600 1.18
21 627,600 490.28 307,700,733 637.70 400,220,520 1.18
22 94,000 4,272.74 401,637,680 4,235.00 398,090,000( 1.17
23 186,100 1,413.31 263,016,991 2,138.50 397,974,850 1.17
24 138,600 3,167.29 438,987,594 2,871.00 397,920,600 1.17
25 140,600 2,300.60 323,465,143 2,827.00 397,476,200 1.17
26 139,800 2,227.27 311,372,346 2,836.00 396,472,800 1.16
27 54,400 5,396.76 293,584,065 7,283.00 396,195,200( 1.16
28 169,200 1,863.59 315,320,068 2,339.00 395,758,800 1.16
29 106,700 2,908.30 310,315,982 3,709.00 395,750,300 1.16
30 217,900 1,559.28 339,767,112 1,816.00 395,706,400 1.16
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11,131,180,869 37.11
4,808,017,504 16.03
1,275,061,173 4.25
2,574,087,501 8.58
709,933,183 2.37
595,120,781 1.98
687,500,852 2.29
6,167,268,442 20.56
1,518,696,766 5.06
29,466,867,071 98.24
( ) — 527,745,391 1.76
( ) 29,994,612,462 100.00
) ) ) () ()
CONTINENTAL AG 99,682 10,085.44 1,005,337,155 12,051.10 1,201,278,149( 4.00
HENKEL AG & CO KGAA 85,844 11,652.62 1,000,307,742 11,394.34 978,135,929| 3.26
VOR-PREF
STANLEY BLACK & 62,083 11,739.79 728,841,763 14,055.35 872,598,480( 2.91
DECKER INC
VERIZON 163,750 5,216.03 854,125,392 5,317.20 870,692,597| 2.90
COMMUNICATIONS INC
TESCO PLC 1,659,102 510.71 847,329,020 522.16 866,325,328| 2.89
BASF SE 110,970 7,305.06 810,642,532 7,632.88 847,021,759( 2.82
MARCUS & MILLICHAP 135,507 4,353.86 589,979,244 6,220.66 842,943,490| 2.81
INC
ORANGE 482,667 1,826.04 881,371,796 1,619.90 781,875,748| 2.61
AXA SA 168,995 4,343.18 733,975,815 4,624.04 781,439,910( 2.61
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10 MICRON TECHNOLOGY 63,426 8,823.31 559,627,603 12,197.38 773,631,024| 2.58
INC
11 BT GROUP PLC 3,434,235 259.44 891,008,391 222.14 762,901,774| 2.54
12 INTEL CORP 105,894 4,411.35 467,136,251 7,146.81 756,804,690| 2.52
13 MANPOWER INC 66,591 11,557.66 769,636,588 11,309.52 753,112,526| 2.51
14 MOLSON COORS 83,544 9,114.80 761,487,621 8,687.08 725,754,038| 2.42
BEVERAGE CO
15 ITV PLC 6,344,143 139.51 885,119,522 114.37 725,582,425| 2.42
16 ING GROEP NV 333,610 1,782.36 594,615,653 2,128.03 709,933,183| 2.37
17 NATWEST GROUP PLC 1,777,235 448.70 797,451,517 394.06 700,342,697| 2.33
18 AGEAS 111,652 6,349.43 708,927,358 6,157.53 687,500,852| 2.29
19 WPP PLC 502,164 1,540.50 773,584,352 1,358.71 682,297,056 2.27
20 EBAY INC 110,600 6,424.21 710,518,129 6,165.35 681,887,721| 2.27
21 INTESA SANPAOLOA 1,629,375 386.00 628,946,263 415.18 676,499,553| 2.26
22 RTL GROUP S.A. 124,101 6,108.72 758,099,470 5,448.92 676,216,619| 2.25
23 CITIGROUP INC 90,826 6,505.59 590,877,208 7,307.08 663,672,993| 2.21
24 SWATCH GROUP AG 16,960 40,037.90 679,042,815 38,325.07 649,993,221| 2.17
25 ANGLO AMERICAN PLC 178,938 4,157.83 743,995,458 3,586.13 641,696,117| 2.14
26 VIATRIS INC 413,985 1,376.01 569,647,632 1,538.85 637,063,094| 2.12
27 STANDARD CHARTERED 535,185 1,109.94 594,027,685 1,183.81 633,560,223| 2.11
PLC
28 WALGREENS BOOTS 166,244 4,293.04 713,692,699 3,772.67 627,185,082| 2.09
ALLIANCE INC
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29

HP INC

144,469

3,744.48

540,961,829

4,280.42

618,389,355

2.06

30

Schaeffler AG

Preference NPV

706,691
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7,902,942,100 77.79
1,099,533,000 10.82
199,852,000 1.97
894,906,000 8.81
) — 62,466,041 0.61
) 10,159,699,141 100.00

)
Q) ) ) ) )
320,000,000 109.22 349,506,000 110.14 352,457,600 1.7| 2033/9/20| 3.47
350,000,000 98.35 344,246,000 97.68 341,901,000 0.1| 2031/6/20| 3.37
300,000,000 108.99 326,994,000 110.09 330,270,000 1.7| 2033/6/20| 3.25
300,000,000 107.07 321,218,000 108.27 324,828,000 1.5 2033/3/20 3.20
300,000,000 107.02 321,062,000 108.18 324,558,000 1.5| 2034/3/20| 3.19
300,000,000 99.95 299,872,000 99.94 299,832,000 0.005| 2026/3/20| 2.95
300,000,000 99.99 299,997,000 99.84 299,532,000  0.08| 2026/5/25| 2.95
350,000,000 86.60 303,131,500 79.49 278,229,000 0.7| 2051/6/20| 2.74
280,000,000 97.12 271,955,800 97.12 271,947,200 0.1 2031/12/20| 2.68
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10 250,000,000 105.05 262,644,000 107.02 267,567,500 1.4| 2034/9/20| 2.63
11 270,000,000 97.80 264,079,800 97.96 264,510,900 0.1| 2031/3/20| 2.60
12 250,000,000 99.84 249,622,000 99.92 249,815,000{ 0.005 2026/6/20| 2.46
13 250,000,000 99.69 249,242,000 99.85 249,630,000 0.005|2026/12/20| 2.46
14 250,000,000 97.96 244,909,000 98.23 245,585,000 0.1]2030/12/20| 2.42
15 230,000,000 103.51 238,094,000 104.70 240,821,500 1.2| 2035/3/20| 2.37
16 220,000,000 100.16 220,358,000 100.15 220,336,600 0.1| 2025/9/20| 2.17
17 280,000,000 76.32 213,708,000 74.34 208,160,400 0.4| 2050/3/20| 2.05
18 200,000,000 100.80 201,604,000 100.40 200,814,000 0.809| 2024/9/9| 1.98
19 200,000,000 100.12 200,255,000 100.12 200,254,000 0.1| 2027/3/20| 1.97
20 200,000,000 100.28 200,578,000 100.06 200,132,000 0.2| 2027/4/27| 1.97
21 200,000,000 100.27 200,556,000 100.02 200,044,000 0.26( 2028/2/14| 1.97
22 200,000,000 100.10 200,208,000 99.92 199,852,000| 0.155 2027/8/31| 1.97
23 200,000,000 99.96 199,938,000 99.81 199,630,000 0.07| 2026/6/19| 1.96
24 270,000,000 71.32 192,568,200 72.03 194,499,900 0.7| 2061/3/20| 1.91
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25 210,000,000 96.91 203,523,600 91.76 192,698,100 0.8| 2042/3/20| 1.90
26 200,000,000 98.47 196,940,000 95.48 190,962,000 0.6| 2037/6/20| 1.88
27 210,000,000 93.61 196,581,000 90.23 189,491,400 0.4| 2039/3/20| 1.87
28 180,000,000 97.13 174,848,700 98.49 177,282,000 0.1| 2030/9/20| 1.74
29 150,000,000 111.65 167,479,000 111.12 166,683,000 2| 2042/3/20| 1.64
30 170,000,000 98.18 166,906,000 97.39 165,566,400 0.1| 2031/9/20| 1.63

77.79

10.82

1.97

8.81

99.39
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3,604,932,002 26.46

4,621,051,498 33.92

825,844,025 6.06

2,695,706,320 19.79

974,588,489 7.15

648,246,324 4.76

13,370,368, 658 98.14

( ) — 253,197,871 1.86

( ) 13,623,566,529 100.00

()

() () () () ()

DBR 4.000 3,400,000 18,595.30 632,240,354 19,087.22 648,965,495 4| 2037/1/4| 4.76
01/04/37

DBR 4.750 3,100,000 19,526.87 605,333,081 19,812.75 614,195,551 4.75| 2034/7/4| 4.51
07/04/34

SPGB 0.800 3,700,000 13,688.89 506,489,125 14,306.24 529,331,152 0.8 2029/7/30| 3.89
07/30/29

FRTR 2.750 3,300,000 15,844.10 522,855,514 16,034.09 529,125,168 2.75(2027/10/25| 3.88
10/25/27

FRTR 4.000 2,900,000 17,525.55 508,241,029 18,174.63 527,064,445 4(2038/10/25| 3.87
10/25/38

SPGB 4.700 2,700,000 17,993.38 485,821,324 18,602.45 502,266,198 4.7| 2041/7/30| 3.69
07/30/41

FRTR 3.250 2,900,000 16,162.93 468,725,098 16,628.48 482,225,948 3.25| 2045/5/25| 3.54
05/25/45

DBR 1.700 3,100,000 14,958.86 463,724,690 15,491.24 480,228,638 1.7| 2032/8/15| 3.52
08/15/32

SPGB 4.200 2,700,000 16,932.82 457,186,205 17,551.10 473,879,801 4.2| 2037/1/31| 3.48
01/31/37

SPGB 1.950 3,000,000 14,597.83 437,934,920 15,104.32 453,129,681 1.95( 2030/7/30| 3.33
07/30/30

DBR 4.750 2,500,000 17,665.00 441,625,040 17,639.98 440,999,702 4.75| 2028/7/4| 3.24
07/04/28
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12 FRTR 5.750 2,200,000 19,713.84 433,704,620 19,874.95 437,249,059 5.75| 2032/10/25| 3.21
10/25/32

13 FRTR 0.500 2,800,000 14,964.10 418,995,047 15,243.59 426,820,628 0.5 2025/5/25| 3.13
05/25/25

14 FRTR 1.500 2,700,000 14,419.85 389,335,975 14,920.14 402,843,959 1.5| 2031/5/25| 2.96
05/25/31

15 NETHER 2.500 2,500,000 15,499.89 387,497,293 16,103.85 402,596,431 2.5| 2033/1/15| 2.96
01/15/33

16 FRTR 2.500 2,400,000 15,559.29 373,423,175 15,991.51 383,796,395 2.5| 2030/5/25| 2.82
05/25/30

17 FRTR 1.000 2,450,000 14,701.87 360,196,030 15,098.63 369,916,557 1| 2027/5/25| 2.72
05/25/27

18 DBR 0.500 2,300,000 14,826.40 341,007,278 15,143.27 348,295,290 0.5 2026/2/15| 2.56
02/15/26

19 FRTR 0.000 2,500,000 12,466.69 311,667,443 13,139.94 328,498,640 0[2031/11/25| 2.41
11/25/31

20 FRTR 1.250 2,300,000 13,257.37 304,919,642 13,933.40 320,468,237 1.25 2034/5/25| 2.35
05/25/34

21 DBR 0.250 2,200,000 13,971.11 307,364,429 14,532.34 319,711,547 0.25| 2029/2/15| 2.35
02/15/29

22 DBR 0.000 2,300,000 12,989.89 298,767,607 13,682.32 314,693,448 0| 2031/8/15| 2.31
08/15/31

23 SPGB 1.500 2,000,000 14,884.48 297,689,608 15,226.46 304,529,216 1.5| 2027/4/30| 2.24
04/30/27

24 DBR 3.250 1,650,000 17,376.03 286,704,563 18,172.77 299,850,748 3.25| 2042/7/4| 2.20
07/04/42

25 BGB 5.000 1,400,000 18,840.25 263,763,628 19,286.77 270,014,833 5| 2035/3/28| 1.98
03/28/35

26 SPGB 1.950 1,500,000 15,301.91 229,528,752 15,482.60 232,239,072 1.95| 2026/4/30| 1.70
04/30/26

27 FRTR 1.250 1,600,000 12,767.57 204,281,139 13,430.86 214,893,904 1.25| 2036/5/25| 1.58
05/25/36

28 BGB 3.000 1,300,000 15,426.91 200,549,853 16,309.99 212,029,983 3| 2034/6/22| 1.56
06/22/34

29 RAGB 2.400 1,300,000 14,568.46 189,390,091 15,497.12 201,462,595 2.4| 2034/5/23| 1.48
05/23/34

30 BGB 1.600 1,500,000 11,489.91 172,348,699 12,035.89 180,538,422 1.6| 2047/6/22| 1.33
06/22/47

98.14

98.14
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11,633,986, 346 85.81

1,755,621,484 12.95

( ) — 167,798,329 1.24

( ) 13,557,406,159 100.00

)

) ) ) ) )

T-NOTE 2.875 5,100,000 13,731.47| 700,305,013 13,854.46|  706,577,670| 2.875| 2025/5/31| 5.21
05/31/25

T-NOTE 2.000 4,900,000 13,426.75| 657,911,144 13,640.61| 668,389,939 2| 2025/8/15| 4.93
08/15/25

ASIA 1.875 5,300,000 12,405.44| 657,488,564 12,545.77|  664,926,166| 1.875| 2030/1/24| 4.90
01/24/30

T-NOTE 2.250 4,500,000 13,515.15| 608,181,999 13,652.79|  614,375,982|  2.25|2025/11/15| 4.53
11/15/25

T-NOTE 1.125 4,200,000 13,308.69| 558,965,324 13,656.12|  573,557,104| 1.125| 2025/1/15| 4.23
01/15/25

T-BOND 3.125 4,600,000 12,772.67| 587,542,964 12,390.73|  569,973,770| 3.125| 2042/2/15| 4.20
02/15/42

T-NOTE 2.375 3,900,000 13,688.01| 533,832,519 13,947.54|  543,954,062| 2.375| 2024/8/15| 4.01
08/15/24

T-BOND 3.625 4,000,000 13,625.09| 545,003,933 13,107.08|  524,283,456| 3.625| 2044/2/15| 3.87
02/15/44

T-NOTE 1.625 3,900,000 13,231.91| 516,044,576 13,431.74|  523,838,024| 1.625| 2026/2/15| 3.86
02/15/26

T-NOTE 1.625 3,700,000 13,132.57| 485,905,148 13,373.57|  494,822,156| 1.625| 2026/5/15| 3.65
05/15/26

IADB 2.125 3,400,000 13,545.73| 460,554,940 13,800.43|  469,214,649| 2.125| 2025/1/15| 3.46
01/15/25

T-NOTE 3.125 3,400,000 13,588.25| 462,000,654 13,700.99|  465,833,983| 3.125| 2028/11/15| 3.44
11/15/28

T-BOND 2.500 4,300,000 11,197.23| 481,481,273 10,717.58| 460,856,083 2.5| 2046/5/15| 3.40
05/15/46

T-NOTE 1.375 3,800,000 11,642.70| 442,422,618 11,807.90|  448,700,255| 1.375| 2031/11/15| 3.31
11/15/31

T-BOND 4.375 3,000,000 14,943.20| 448,296,264 14,814.58|  444,437,602| 4.375| 2040/5/15| 3.28
05/15/40
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16 T-BOND 3.125 3,700,000 12,632.79 467,413,529 11,924.24 441,197,119 3.125| 2048/5/15| 3.25
05/15/48

17 T-NOTE 0.875 3,450,000 11,350.95 391,608,031 11,672.16 402,689,718 0.875| 2030/11/15| 2.97
11/15/30

18 T-BOND 1.750 3,800,000 10,147.93 385,621,587 9,943.61 377,857,281 1.75| 2041/8/15| 2.79
08/15/41

19 T-BOND 4.750 2,300,000 15,945.90 366,755,761 15,595.75 358,702,476 4.75| 2037/2/15| 2.65
02/15/37

20 IBRD 1.875 2,600,000 13,088.49 340,300,794 13,324.20 346,429,305| 1.875|2026/10/27| 2.56
10/27/26

21 T-NOTE 2.625 2,550,000 13,119.38 334,544,283 13,358.61 340,644,635 2.625| 2029/2/15| 2.51
02/15/29

22 T-BOND 3.500 2,500,000 13,804.04 345,101,198 13,507.64 337,691,134 3.5 2039/2/15| 2.49
02/15/39

23 T-NOTE 1.250 2,700,000 11,724.79 316,569,547 11,766.34 317,691,445 1.25 2031/8/15| 2.34
08/15/31

24 T-BOND 3.000 2,500,000 10,975.52 274,388,130 11,701.52 292,538,223 3| 2047/2/15| 2.16
02/15/47

25 IBRD 0.750 2,200,000 12,183.80 268,043,657 12,502.33 275,051,364 0.75| 2027/11/24| 2.03
11724727

26 T-NOTE 2.250 2,000,000 13,149.00 262,980,078 13,330.91 266,618,240 2.25|2027/11/15| 1.97
11/15/27

27 T-NOTE 1.625 1,900,000 12,144.60 230,747,436 12,631.73 240,002,953 1.625| 2029/8/15| 1.77
08/15/29

28 T-NOTE 2.625 1,500,000 13,604.33 204,065,004 13,727.03 205,905,580 2.625| 2026/1/31| 1.52
01/31/26

29 T-NOTE 1.500 1,600,000 12,278.22 196,451,570 12,370.23 197,923,765 1.5 2030/2/15| 1.46
02/15/30

30 T-NOTE 0.625 1,600,000 10,999.01 175,984,171 11,519.25 184,308,085 0.625| 2030/8/15| 1.36
08/15/30

85.81

12.95

98.76
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636,105,521 24.45

606,067,060 23.30

630,733,025 24.25

431,078,327 16.57

2,303,983,933 88.57

9,865,548 0.38

228,431,399 8.78

238,296,947 9.16

12,413,657 0.48

30,644,009 1.18

43,057,666 1.66

( ) — 15,959,893 0.61

( ) 2,601,298,439 100.00

()

() () ) ) ()

CAN 1.250 2,486,000 9,249.45 229,941,327 9,565.74 237,804,435 1.25 2030/6/1| 9.14
06/01/30

UKT 0.500 1,445,000 14,705.56 212,495,401 15,695.67 226,802,454 0.5 2029/1/31| 8.72
01/31/29

CAN 0.500 2,311,000 8,723.97 201,611,038 8,991.30 207,789,134 0.5| 2030/12/1| 7.99
12/01/30

NGB 1.375 15,520,000 1,189.14 184,555,394 1,235.95 191,819,633 1.375| 2030/8/19| 7.37
08/19/30

NGB 1.750 13,170,000 1,302.47 171,535,908 1,326.33 174,677,793 1.75| 2027/2/17| 6.72
02/17/27

UKT 0.375 1,020,000 13,855.86 141,329,830 14,838.50 151,352,704 0.375| 2030/10/22| 5.82
10/22/30

NGB 1.750 10,800,000 1,251.13 135,122,228 1,284.23 138,696,987 1.75| 2029/9/6| 5.33
09/06/29

NGB 2.000 9,490,000 1,292.44 122,652,930 1,322.85 125,538,612 2| 2028/4/26| 4.83
04/26/28

NSWTC 3.000 1,330,000 9,078.67 120,746,370 9,242.90 122,930,583 3| 2029/4/20| 4.73
04/20/29

UKT 6.000 576,000 19,554.99 112,636,779 20,236.70 116,563,404 6| 2028/12/7| 4.48
12/07/28
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11 UKT 0.875 705,000 14,772.39 104,145,397 15,794.11 111,348,498| 0.875( 2029/10/22| 4.28
10/22/29

12 NSWTC 3.000 1,015,000 9,213.52 93,517,305 9,371.26 95,118,354 3| 2028/3/20| 3.66
03/20/28

13 ACGB 2.500 1,037,000 8,750.09 90,738,467 9,031.41 93,655,769 2.5 2030/5/21| 3.60
05/21/30

14 ACGB 2.750 971,000 9,055.95 87,933,312 9,224.51 89,570,070 2.75(2029/11/21 3.44
11/21/29

15 ACGB 2.750 820,000 9,280.26 76,098,166 9,405.94 77,128,728 2.75(2027/11/21| 2.97
11721727

16 CAN 5.750 510,000 11,987.28 61,135,165 12,117.24 61,797,965 5.75| 2029/6/1| 2.38
06/01/29

17 ACGB 3.250 639,000 9,265.42 59,206,069 9,515.41 60,803,532 3.25| 2029/4/21| 2.34
04/21/29

18 CAN 4.000 515,000 10,789.17 55,564,229 11,145.37 57,398,670 4 2029/3/1 2.21
03/01/29

19 ACGB 4.750 570,000 9,907.66 56,473,664 10,046.45 57,264,805 4.75| 2027/4/21| 2.20
04/21/27

20 ACGB 2.250 574,000 9,021.88 51,785,605 9,173.41 52,655,423 2.25| 2028/5/21| 2.02
05/21/28

21 CAN 2.250 355,000 10,014.07 35,549,952 10,275.56 36,478,243 2.25| 2029/6/1| 1.40
06/01/29

22 CAN 2.250 340,000 9,943.29 33,807,196 10,246.19 34,837,074 2.25| 2029/12/1| 1.34
12/01/29

23 1BRD 1.000 118,000 14,465.24 17,068,984 15,560.19 18,361,032 1) 2029/12/21| 0.71
12/21/29

24 CANHOU 2.650 120,000 10,050.53 12,060,639 10,344.71 12,413,657 2.65( 2028/12/15| 0.48
12/15/28

25 NSWTC 3.000 110,000 9,303.33 10,233,665 9,438.60 10,382,462 3| 2027/5/20| 0.40
05/20/27

26 BRCOL 2.200 100,000 9,549.77 9,549,770 9,865.54 9,865,548 2.2| 2030/6/18| 0.38
06/18/30

27 1ADB 3.150 100,000 8,962.83 8,962,835 9,157.29 9,157,298 3.15| 2029/6/26| 0.35
06/26/29

28 IBRD 0.250 19,000 15,624.91 2,968,733 16,450.94 3,125,679 0.25| 2026/7/22| 0.12
07/22/26

88.57

9.16

1.66

99.39
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6,784,055,500 98.58

— 97,541,752 1.42

6,881,597,252 100.00

() () () () )

1 800 576,074 460,859,892 611,000 488,800,000| 7.10
2 710 551,084 391,269,995 584,000 414,640,000| 6.03
3 2,880 144,328 415,666,547 140,500 404,640,000 5.88
4 3,690 97,905 361,272,242 101,900 376,011,000( 5.46
5 1,175 294,388 345,906,096 271,400 318,895,000( 4.63
6 1,980 160,051 316,901,025 160,800 318,384,000( 4.63
7 1,885 165,333 311,653,252 165,000 311,025,000( 4.52
8 1,170 280,137 327,761,200 251,700 294,489,000( 4.28
9 4,770 56,965 271,726,670 61,000 290,970,000( 4.23
10 1,715 178,528 306,176,202 166,500 285,547,500( 4.15
11 1,470 147,819 217,294,021 144,100 211,827,000( 3.08
12 580 356,394 206,708,573 350,000 203,000,000( 2.95
13 1,400 151,785 212,500,020 139,600 195,440,000( 2.84
14 2,360 79,536 187,706,015 77,100 181,956,000( 2.64
15 435 405,386 176,343,186 388,500 168,997,500( 2.46
16 2,750 57,616 158,444,381 57,600 158,400,000| 2.30
17 1,025 157,563 161,502,619 152,000 155,800,000( 2.26
18 2,210 71,531 158,085,322 69,200 152,932,000( 2.22
19 270 497,307 134,272,925 457,500 123,525,000( 1.80
20 390 350,203 136,579,245 316,000 123,240,000 1.79
21 185 632,821 117,072,027 665,000 123,025,000( 1.79
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22 1,560 72,018 112,348,906 72,500 113,100,000( 1.64
23 180 650,112 117,020,280 604,000 108,720,000 1.58
24 765 147,303 112,687,313 140,200 107,253,000( 1.56
25 375 312,705 117,264,740 286,000 107,250,000( 1.56
26 950 100,982 95,933,510 111,400 105,830,000( 1.54
27 795 125,933 100,117,141 125,400 99,693,000( 1.45
28 290 342,392 99,293,704 336,000 97,440,000 1.42
29 255 412,764 105,255,060 374,500 95,497,500( 1.39
30 510 157,085 80,113,612 149,200 76,092,000 1.11

98.58

98.58
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4,323,980,749 76.99
84,274,943 1.50
2,122,650 0.04

581,993 0.01

102,103,434 1.82

10,031,211 0.18
24,660,184 0.44

71,608,529 1.27
2,142,468 0.04

278,120,324 4.95

379,583,268 6.76

15,963,733 0.28

66,804,432 1.19

191,196,397 3.40

10,569,735 0.19

7,359,230 0.13

5,571,103,280 99.19

( ) — 45,433,851 0.81

( ) 5,616,537,131 100.00

() () @ () ()
PROLOGIS INC 25,999 16,487.73 428,664,687 19,173.99 498,504,766 8.88
EQUINIX INC 2,642 106,169.68 280,500,302 115,462.38 305,051,620 5.43
WELLTOWER INC 15,574 11,801.67 183,799,276 12,929.22 201,359,716 3.59
PUBLIC STORAGE 4,453 39,011.75 173,719,366 43,655.27 194,396,935 3.46
SIMON PROPERTY GROUP INC 9,180 15,913.32 146,084,332 20,463.23 187,852,473 3.34
REALTY INCOME CORP 20,370 8,136.78 165,746,354 8,308.40 169,242,137 3.01
DIGITAL REALTY TRUST INC 8,522 15,972.89 136,121,007 19,305.89 164,524,876 2.93
EXTRA SPACE STORAGE INC 5,945 18,748.50 111,459,878 22,999.15 136,729,963 2.43
VICI PROPERTIES INC 29,110 4,420.84 128,690,684 4,564.08 132,860,642 2.37
10 GOODMAN GROUP 48,630 1,969.82 95,792,385 2,443.85 118,844,785 2.12
11 AVALONBAY COMMUNITIES INC 3,996 25,830.07 103,216,998 26,890.96 107,456,308 1.91
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12 EQUITY RESIDENTIAL 9,723 8,874.30 86,284,849 8,864.37 86,188,318| 1.53
13 IRON MOUNTAIN INC 8,216 8,107.00 66,607,135 10,013.19 82,268,435 1.46
14 VENTAS INC 11,322 6,402.20 72,485,778 7,226.23 81,815,472| 1.46
15 ALEXANDRIA REAL ESTATE EQUITIES 4,401 16,171.45 71,170,581 18,281.88 80,458,585 1.43
INC
16 INVITATION HOMES INC 16,186 4,730.03 76,560,273 4,921.50 79,659,415 1.42
17 SUN COMMUNITIES INC 3,502 17,918.80 62,751,646 19,165.48 67,117,539| 1.19
18 ESSEX PROPERTY TRUST INC 1,806 32,245.05 58,234,562 35,847.53 64,740,644| 1.15
19 MID-AMERICA APARTMENT 3,283 20,430.61 67,073,697 19,366.88 63,581,488 1.13
COMMUNITIES INC
20 LINK REIT 72,100 808.03 58,259,540 795.87 57,382,768| 1.02
21 WP CAREY INC 6,153 9,213.27 56,689,292 9,315.39 57,317,622| 1.02
22 SEGRO PLC 34,542 1,414.72 48,867,410 1,621.06 55,994,687| 1.00
23 HOST HOTELS & RESORTS INC 19,850 2,453.65 48,705,132 2,789.79 55,377,453 0.99
24 KIMCO REALTY CORP 17,442 2,706.11 47,200,082 3,091.89 53,928,815 0.96
25 EQUITY LIFESTYLE PROPERTIES INC 5,245 9,298.37 48,769,976 10,157.86 53,278,000 0.95
26 GAMING AND LEISURE PROPERTIES 7,513 6,878.75 51,680,087 7,044.69 52,926,802| 0.94
INC
27 REXFORD INDUSTRIAL REALTY INC 5,940 7,050.36 41,879,194 8,081.47 48,003,952 0.85
28 UDR INC 8,515 5,590.93 47,606,843 5,498.74 46,821,849 0.83
29 AMERICAN HOMES 4 RENT- A 8,949 4,952.70 44,321,744 5,148.42 46,073,291 0.82
30 REGENCY CENTERS CORP 4,622 8,626.10 39,869,837 9,594.79 44,347,163 0.79
99.19
99.19
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2023 12 2023 12 12
9,960,427 131,636,009
60,820,050 25,830,452
19,919,578,661 19,999,075, 734
120,000,000 70,000,000
20,110,359,138 20,226,542,195
20,110,359,138 20,226,542,195
41,871,114 41,050,128
80,665,990 48,668,246
1,296,018 1,236,347
18,144,283 17,308,833
180 76
118,140 113,466
142,095,725 108,377,096
142,095,725 108,377,096

. 5 20,935,557,441

1

5 20,525,064,043

, 967,294,028 , 406,898,944

1,977,109,907 2,360,410,570
19,968,263,413 20,118,165,099
19,968,263,413 20,118,165,099
20,110,359,138 20,226,542,195
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2023 12 2023 12 12
1,030,576,409 908,497,073
1,030,576,409 908,497,073
21,977 18,837
7,332,285 7,763,381
, 102,652,024 , 108,687,168
649,771 677,948
110,656,057 117,147,334
919,920,352 791,349,739
919,920,352 791,349,739
919,920,352 791,349,739
8,093,254 12,329,394
1,570,902,768 967,294,028
98,987,773 71,099,624
98,987,773 71,099,624
157,755,647 41,097,631
157,755,647 41,097,631

, 249,450,484

, 248,627,254

967,294,028

406,898,944
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967,294,028

20,193,169,078
1,974,260,220

1,231,871,857

20,935,557,441

20,935,557,441
1,474,799,895

1,885,293,293

406,898,944

20,525,064,043

2022 12 13 2023 13
2023 12 2023 12 12
0.5

0.5

197 203
27,171,134 A 47,154,132
0 B 64,283,861

86/198




EDINETOOOO
0 o o = 222
Ooooooooooooooooooad

C 1,036,532,006 C 1,221,999,691
D 1,914,125,666 D 1,923,752,714
E 2,977,828,806 E 3,257,190,398
F 20,484,398,185 F 20,696,069,480
G 10,000 1,453 G 10,000 1,573
H 10,000 20 H 10,000 20
1 40,968,796 | 41,392,138
198 204

A 24,772,924 A 35,353,046
B 0 B 418,493,491
C 1,066,222,307 C 1,248,268,570
D 1,885,277,369 D 1,968,930,684
E 2,976,272,600 E 3,671,045,791
F 20,582,340,774 F 20,699,435,940
G 10,000 1,446 G 10,000 1,773
H 10,000 20 H 10,000 20
1 41,164,681 | 41,398,871
199 205

A 32,320,860 A 39,936,356
B 0 B 111,363,049
C 1,111,192,079 C 1,280,855,139
D 1,850,780,025 D 2,359,120,317
E 2,994,292,964 E 3,791,274,861
F 20,764,342,990 F 20,753,339,371
G 10,000 1,442 G 10,000 1,826
H 10,000 20 H 10,000 20
1 41,528,685 | 41,506,678
200 206

A 87,163,899 A 63,470,304
B 0 B 0
C 1,147,554,426 C 1,324,006,849
D 1,828,986,623 D 2,448,345,071
E 3,063,704,948 E 3,835,822,224
F 20,923,051,304 F 20,872,562,453
G 10,000 1,464 G 10,000 1,837
H 10,000 20 H 10,000 20
1 41,846,102 | 41,745,124
201 207

A 59,469,192 A 9,363,899
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C 1,179,669,574 C 1,335,667,138
D 1,859,321,589 D 2,440,110,966
E 3,098,460,355 E 3,785,142,003
F 21,035,553,169 F 20,767,157,591
G 10,000 1,472 G 10,000 1,822
H 10,000 20 H 10,000 20
1 42,071,106 1 41,534,315
202 208
A 42,059,683 A 38,293,438
B 136,678,106 B 0
C 1,203,044,025 C 1,337,976,812
D 1,840,243,232 D 2,363,167,260
E 3,222,025,046 E 3,739,437,510
F 20,935,557,441 F 20,525,064,043
G 10,000 1,539 G 10,000 1,821
H 10,000 20 H 10,000 20
1 41,871,114 | 41,050,128
2022 12 13 2023 13
2023 12 2023 12 12
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0.9538 0.9802
9,538 ( 9,802
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947,309,176 3,328,370,789

1,195,425,326| 3,314,436,258

655,565,417 1,124,425,803

532,517,868 1,109,873,740

819,082,219| 3,365,445,021

2,586,271,279

3,275,253,947

728,895,600

1,099,028,785

1,354,033,945

3,382,241,391

8,819,100,830

19,999,075,734

8,819,100,830

19,999,075,734
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131,963,470
25,894,708
34,318,239,150
16,013,600

34,492,110,928

34,492,110,928

111,000,000
76
25,733

111,025,809

111,025,809

9,785,413,954

24,595,671,165

34,381,085,119

34,381,085,119

34,492,110,928

91/198



EDINETOOOO
0 o o = 222
Ooooooooooooooooooad
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10,670,961,026
1,259,667,829

2,145,214,901

6,099,431,163
1,683,598,585
947,309,176
241,067,591
249,422,475
331,942,149
163,754,633
68,888,182

9,785,413,954

9,785,413,954
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5,975,067,337
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2023 12 12
2023 13
2023 12 12
2023 12 12
3.5135
35,135 )

178,400 1,720.00 306,848,000
185,200 1,921.00 355,769,200
304,600 1,237.00 376,790,200
127,800 3,069.00 392,218,200
178,000 2,120.00 377,360,000
280,900 1,304.00 366,293,600
250,800 1,444.00 362,155,200
408,400 939.30 383,610,120
94,000 4,235.00 398,090,000
141,900 3,105.00 440,599,500
304,000 1,271.00 386,384,000
38,100 10,195.00 388,429,500
92,900 4,093.00 380,239,700
215,100 1,701.50 365,992, 650
291,300 1,401.00 408,111,300
72,100 5,701.00 411,042,100
101,000 3,990.00 402,990,000
678,000 592.90 401,986,200
127,100 3,240.00 411,804,000
65,700 6,059.00 398,076,300
74,300 5,298.00 393,641,400
118,500 3,305.00 391,642,500
102,100 3,776.00 385,529,600
92,400 4,420.00 408,408,000
226,100 1,806.50 408,449,650
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187,200 2,089.50 391,154,400
220,300 1,725.50 380,127,650
257,400 1,463.00 376,576,200
106,900 3,605.00 385,374,500
61,700 6,970.00 430,049,000
141,200 3,000.00 423,600,000
484,400 755.40 365,915,760
47,700 7,837.00 373,824,900
211,000 1,775.00 374,525,000
342,800 1,094.50 375,194,600
198,300 2,007.50 398,087,250
84,600 4,737.00 400,750,200
108,900 3,535.00 384,961,500
138,600 2,766.00 383,367,600
258,600 1,430.00 369,798,000
315,100 1,227.50 386,785,250
39,200 11,455.00 449,036,000
104,300 3,785.00 394,775,500
17,400 23,345.00 406,203,000
166,100 2,199.50 365,336,950
217,900 1,875.50 408,671,450
137,500 2,681.50 368,706,250
70,700 5,052.00 357,176,400
249,200 1,477.50 368,193,000
142,000 2,617.00 371,614,000
270,500 1,386.50 375,048,250
59,700 6,945.00 414,616,500
201,000 2,031.00 408,231,000
122,700 3,182.00 390,431,400
50,000 7,954.00 397,700,000
161,200 2,544.00 410,092,800
99,600 4,259.00 424,196,400
256,100 1,488.50 381,204,850
2,183,800 171.90 375,395,220
225,900 1,807.50 408,314,250
145,600 2,817.50 410,228,000
106,600 3,530.00 376,298,000
67,800 5,840.00 395,952,000
71,600 5,194.00 371,890,400
123,900 3,088.00 382,603,200
134,400 2,897.00 389,356,800
118,600 3,310.00 392,566,000
54,400 7,318.00 398,099,200
165,200 2,343.50 387,146,200
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884,100 431.40 381,400,740
93,600 4,563.00 427,096,800
127,000 3,068.00 389,636,000
302,400 1,260.00 381,024,000
486,300 782.60 380,578,380
68,400 5,544.00 379,209,600
52,300 7,275.00 380,482,500
153,200 2,471.00 378,557,200
409,100 970.00 396,827,000
627,600 612.80 384,593,280
67,100 5,647.00 378,913,700
111,500 3,744.00 417,456,000
168,000 2,347.00 394,296,000
23,900 16,560.00 395,784,000
106,700 3,706.00 395,430,200
152,000 2,608.50 396,492,000
139,800 2,875.00 401,925,000
291,800 1,308.00 381,674,400
140,600 2,811.00 395,226,600
18,081,700 34,318,239,150
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43,037,093
122,906,996
24,117,590
29,668,119,402
60,034,538

29,918,215,619

29,918,215,619

71
28,686

28,757

28,757

7,281,407,444

22,636,779,418

29,918,186,862

29,918,186,862

29,918,215,619
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7,157,043,912
867,638,136

743,274,604
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5,474,998,386
819,082,219
234,629,082
214,671,485
398,979,809
139,046,463

7,281,407,444

7,281,407,444
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436,579,223
436,579,223
2023 12 12
2023 13
2023 12 12
2023 12 12
4.1088
41,088
()
STANLEY BLACK & DECKER INC 62,083 92.87 5,765,648.21
MANPOWER INC 66,591 76.48 5,092,879.68
EBAY INC 110,600 41.76 4,618,656.00
WALGREENS BOOTS ALLIANCE INC 166,244 23.00 3,823,612.00
MOLSON COORS BEVERAGE CO 83,544 62.87 5,252,411.28
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BRISTOL-MYERS SQUIBB CO 66,782 51.09 3,411,892.38
PFIZER INC 146,101 28.64 4,184,332.64
VIATRIS INC 413,985 9.83 4,069,472 .55
CITIGROUP INC 90,826 48.15 4,373,271.90
WESTERN UNION CO 304,474 11.86 3,611,061.64
INTL BUSINESS MACHINES CORP 26,498 163.51 4,332,687.98
HP INC 144,469 30.37 4,387,523.53
VERIZON COMMUNICATIONS INC 163,750 37.67 6,168,462.50
INTEL CORP 105,894 44 .54 4,716,518.76
MICRON TECHNOLOGY INC 63,426 77.79 4,933,908.54
MARCUS & MILLICHAP INC 135,507 37.13 5,031,374.91
2,150,774 73,773,714.50

(10,762,109,471)

ENI SPA 248,052 14.98 3,716,811.16
REPSOL SA 281,194 13.81 3,884,695.11
BASF SE 110,970 45.43 5,041,367.10
CONTINENTAL AG 99,682 72.94 7,270,805.08
Schaeffler AG Preference NPV 706,691 5.10 3,607,657.55
RTL GROUP S.A. 124,101 32.92 4,085,404.92
SES GLOBAL-FDR 436,371 5.50 2,400,040.50
HENKEL AG & CO KGAA VOR-PREF 85,844 73.12 6,276,913.28
BAYER AG 92,954 31.49 2,927,121.46
SANOFI 37,777 87.80 3,316,820.60
ING GROEP NV 333,610 13.57 4,529,756.58
INTESA SANPAOLOA 1,629,375 2.69 4,384,648.12
AGEAS 111,652 40.34 4,504,041.68
AXA SA 168,995 30.06 5,079,989.70
ORANGE 482,667 11.10 5,359,534.36
4,949,935 66,385,607.20

(10,422,540,330)

SHELL PLC 121,997 25.16 3,070,054.50
ANGLO AMERICAN PLC 178,938 17.89 3,201,200.82
ITV PLC 6,344,143 0.61 3,904,185.60
WPP PLC 502,164 7.34 3,687,892.41
TESCO PLC 1,659,102 2.90 4,819,691.31
GSK PLC 370,005 14._47 5,355,452.37
NATWEST GROUP PLC 1,777,235 2.18 3,890,367.41
STANDARD CHARTERED PLC 535,185 6.47 3,462,646.95
BT GROUP PLC 3,434,235 1.31 4,510,867.67
14,923,004 35,902,359.04

(6,579,107,294)

ADECCO GROUP AG-REG 106,751 41.67 4,448,314.17
SWATCH GROUP AG 16,960 231.20 3,921,152.00
SWISS RE AG 31,245 99.10 3,096,379.50
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154,956 11,465,845.67
(1,904,362,307)
22,178,669 29,668,119,402
(29,668,119,402)
16 100.0 36.3
15 100.0 35.1
100.0 22.2
100.0 6.4
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2023 12 12

71,658,806
14,061,345
7,817,979,100
1,097,965,000
199,256,000
892,830,000
13,579,630
3,637,136

10,110,967,017

10,110,967,017

41
67,979

68,020

68,020

7,984,047,522

2,126,851,475

10,110,898,997

10,110,898,997

10,110,967,017
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2023 12 12

2023 12 12

7,940,330,321
8,369,948,680

8,326,231,479

2,586,271,279
4,259,161,775
690,746,016

447,868,452

7,984,047,522

7,984,047,522

2023 13
2023 12 12
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2023 12 12

2023 12 12

180,964,700

3,872,000

952,000

5,566,000

191,354,700

2023 12 12
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2023 13
2023 12 12
2023 12 12
1.2664
12,664 )

50,000,000 50,068,500
60,000,000 60,087,000
150,000,000 150,192,000
220,000,000 220,270,600
300,000,000 299,658,000
250,000,000 249,590,000
250,000,000 249,285,000
50,000,000 49,868,500
270,000,000 190,976,400
200,000,000 199,868,000
100,000,000 98,783,000
100,000,000 98,646,000
150,000,000 147,484,500
180,000,000 175,687,200
250,000,000 243,300,000
270,000,000 261,967,500
350,000,000 338,506,000
170,000,000 163,871,500
280,000,000 269,080,000
100,000,000 114,736,000
100,000,000 112,770,000
150,000,000 163,924,500
150,000,000 158,262,000
100,000,000 103,188,000
100,000,000 99,121,000
120,000,000 102,472,800
110,000,000 92,721,200
50,000,000 41,625,500
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130,000,000 98,845,500
280,000,000 203,730,800
350,000,000 272,380,500
300,000,000 321,723,000
300,000,000 327,354,000
320,000,000 348,940,800
300,000,000 321,138,000
250,000,000 264,610,000
230,000,000 238,031,600
100,000,000 95,868,000
200,000,000 188,564,000
210,000,000 186,400,200
180,000,000 154,816,200
210,000,000 189,058,800
110,000,000 100,507,000
8,100,000,000| 7,817,979,100
100,000,000 100,182,000
200,000,000 199,410,000
300,000,000 299,304,000
100,000,000 99,895,000
200,000,000 199,448,000
200,000,000 199,726,000
1,100,000,000{ 1,097,965,000
200,000,000 199,256,000
200,000,000 199,256,000
100,000,000 98,760,000
100,000,000 98,568,000
100,000,000 97,502,000
100,000,000 99,811,000
100,000,000 98,323,000
100,000,000 99,551,000
100,000,000 99,443,000
200,000,000 200,872,000
900,000,000 892,830,000

10,300,000,000

10,008,030,100
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2023 12 12

20,144,445
34,126,305
6,696,480
13,532,817,889
108,903,992
142,218,750
9,660,295

13,854,568,156

13,854,568,156

115,916
61,280,240
30,000,000

19
11,083

91,407,258

91,407,258

8,024,401,471

5,738,759,427

13,763,160,898

13,763,160,898

13,854,568,156
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12

61

133 60

2023

12 12

2023 12 12

8,576,386,747

504,710,946

1,056,696,222
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138,989,778

151,294,681
6,209,485,374
655,565,417
220,479,119
201,824,729
336,822,538
109,939,835

8,024,401,471

8,024,401,471

2023 13
2023 12 12

2023 12 12
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(

(

(

)

)

)
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2023 12 12
51,645,682
51,645,682
2023 12 12
40,000,000 — 40,115,916 115,916
40,000,000 — 40,115,916 115,916
40,000,000 — 40,115,916 115,916
2023 13
2023 12 12
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1.7152
( 17,152 )
BGB 0.800 06/22/25 400,000.00 386,860.00
BGB 0.800 06/22/27 600,000.00 564,469.20
BGB 0.900 06/22/29 1,300,000.00 1,189,884.28
BGB 1.600 06/22/47 1,500,000.00 1,083,501.00
BGB 3.000 06/22/34 1,400,000.00 1,407,322.00
BGB 5.000 03/28/35 1,400,000.00 1,666,313.60
DBR 0.000 08/15/31 2,600,000.00 2,204,670.00
DBR 0.250 02/15/29 2,800,000.00 2,539,460.00
DBR 0.500 02/15/26 2,300,000.00 2,199,759.10
DBR 1.000 08/15/25 1,000,000.00 970,800.00
DBR 1.700 08/15/32 3,100,000.00 2,974,853.00
DBR 3.250 07/04/42 1,650,000.00 1,829,074.50
DBR 4.000 01/04/37 3,400,000.00 3,998,012.40
DBR 4.750 07/04/28 2,500,000.00 2,769,525.00
DBR 4.750 07/04/34 3,100,000.00 3,801,015.40
FRTR 0.000 11/25/31 2,500,000.00 2,028,000.00
FRTR 0.500 05/25/25 2,800,000.00 2,701,669.60
FRTR 1.000 05/25/27 2,450,000.00 2,322,845.00
FRTR 1.250 05/25/34 2,300,000.00 1,968,616.00
FRTR 1.250 05/25/36 1,600,000.00 1,314,428.80
FRTR 1.500 05/25/31 2,700,000.00 2,496,949.20
FRTR 2.250 05/25/24 900,000.00 894,211.20
FRTR 2.500 05/25/30 3,000,000.00 2,984,988.00
FRTR 2.750 10/25/27 3,300,000.00 3,320,275.20
FRTR 3.250 05/25/45 2,900,000.00 2,922,956.40
FRTR 4.000 10/25/38 2,900,000.00 3,224,185.20
FRTR 4.500 04/25/41 700,000.00 827,831.20
FRTR 5.750 10/25/32 2,200,000.00 2,714,250.00
NETHER 0.000 07/15/31 500,000.00 414,770.00
NETHER 0.250 07/15/29 500,000.00 443,385.00
NETHER 0.500 01/15/40 1,400,000.00 997,600.80
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NETHER 0.750 07/15/27 1,100,000.00 1,035,870.00
NETHER 2.500 01/15/33 2,500,000.00 2,486,250.00
RAGB 0.000 02/20/31 250,000.00 205,675.00
RAGB 0.500 04/20/27 700,000.00 652,862.00
RAGB 0.750 02/20/28 700,000.00 649,345.20
RAGB 1.200 10/20/25 500,000.00 485,156.00
RAGB 1.500 02/20/47 1,300,000.00 960,622.00
RAGB 2.400 05/23/34 1,300,000.00 1,242,930.00
SPGB 0.800 07/30/29 3,700,000.00 3,291,446.00
SPGB 1.500 04/30/27 2,000,000.00 1,911,700.00
SPGB 1.950 04/30/26 2,050,000.00 2,003,137.00
SPGB 1.950 07/30/30 3,000,000.00 2,811,770.01
SPGB 2.150 10/31/25 1,000,000.00 985,222.00
SPGB 2.350 07/30/33 400,000.00 370,368.00
SPGB 4.200 01/31/37 2,700,000.00 2,895,091.20
SPGB 4.700 07/30/41 2,700,000.00 3,046,366.80
87,600,000.00 86,196,292.29

(13,532,817,889)

13,532,817,889

(13,532,817,889)

13,532,817,889

(13,532,817,889)

47 100.0 100.0
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2023 12 12

28,082,090
46,777,440
9,178,966
11,923,940,564
1,777,730,981
35,534,031
78,192,103
3,369,185

13,902,805,360

13,902,805,360

121,722
40,000,000
27

10,674

40,132,423

40,132,423

6,651,352,376

7,211,320,561

13,862,672,937

13,862,672,937

13,902,805,360
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61

2023 12 12

2023 12 12

6,887,480,864

422,337,177

658,465,665
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152,769,835

121,566,782
5,122,861,898
532,517,868
183,875,408
168,215,010
279,420,900
90,124,675
6,651,352,376

6,651,352,376

2023 13
2023 12 12

2023 12 12
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)
)
)
2023 12 12
288,837,412
2,045,478
286,791,934
2023 12 12
35,000,000 — 35,121,722 121,722
35,000,000 — 35,121,722 121,722
35,000,000 — 35,121,722 121,722
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2023 13
2023 12 12
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2.0842
( 20,842 )
T-BOND 1.750 08/15/41 4,100,000.00 2,713,046.87
T-BOND 2.500 05/15/46 4,300,000.00 3,067,109.37
T-BOND 3.000 02/15/47 3,000,000.00 2,339,648.42
T-BOND 3.125 02/15/42 4,600,000.00 3,810,812.50
T-BOND 3.125 05/15/48 3,700,000.00 2,941,355.47
T-BOND 3.500 02/15/39 2,500,000.00 2,261,523.45
T-BOND 3.625 02/15/44 4,000,000.00 3,514,531.24
T-BOND 4.375 05/15/40 3,000,000.00 2,975,859.36
T-BOND 4.750 02/15/37 2,300,000.00 2,426,230.46
T-BOND 5.250 02/15/29 1,100,000.00 1,147,437.50
T-BOND 6.500 11/15/26 1,000,000.00 1,055,195.31
T-NOTE 0.625 08/15/30 1,600,000.00 1,264,062.49
T-NOTE 0.875 11/15/30 3,450,000.00 2,760,943.36
T-NOTE 1.125 01/15/25 4,200,000.00 4,024,945.30
T-NOTE 1.250 08/15/31 2,700,000.00 2,175,503.91
T-NOTE 1.375 11/15/31 3,800,000.00 3,071,468.74
T-NOTE 1.500 02/15/30 1,600,000.00 1,361,312.49
T-NOTE 1.625 02/15/26 3,900,000.00 3,659,144 .54
T-NOTE 1.625 05/15/26 3,700,000.00 3,454,007.79
T-NOTE 1.625 08/15/29 1,900,000.00 1,653,445.32
T-NOTE 2.000 08/15/25 4,900,000.00 4,678,160.14
T-NOTE 2.250 11/15/24 650,000.00 632,937.50
T-NOTE 2.250 11/15/25 4,500,000.00 4,296,269.52
T-NOTE 2.250 11/15/27 2,000,000.00 1,849,843.76
T-NOTE 2.375 08/15/24 4,500,000.00 4,414,042.98
T-NOTE 2.500 05/15/24 1,000,000.00 988,242.19
T-NOTE 2.625 01/31/26 1,500,000.00 1,439,062.50
T-NOTE 2.625 02/15/29 3,250,000.00 2,999,013.67
T-NOTE 2.750 02/28/25 600,000.00 583,992.18
T-NOTE 2.875 05/31/25 5,100,000.00 4,954,570.33
T-NOTE 3.125 11/15/28 3,400,000.00 3,224,289.05
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91,850,000.00

81,738,007.71
(11,923,940,564)

11,923,940,564
(11,923,940,564)

ASIA 1.875 01/24/30

5,300,000.00

4,575,453.64

IADB 2.125 01/15/25

3,400,000.00

3,291,417.77

IBRD 0.750 11/24/27

2,200,000.00

1,906,247.44

IBRD 1.875 10/27/26

2,600,000.00

2,413,136.85

13,500,000.00

12,186,255.70

(1,777,730,981)

1,777,730,981

(1,777,730,981)

13,701,671,545

(13,701,671,545)
31 87.0 87.0
13.0 13.0
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2023 12 12

2,072,354
2,143,537
420,619
2,257,229,346
231,587,660
42,070,430
46,345
39,921,517
8,944,163
1,573,330

2,586,009,301

2,586,009,301

92,181
40,500,000
1
3,864

40,596,046

40,596,046

1,688,207,947

857,205,308

2,545,413,255

2,545,413,255

2,586,009,301
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12 133 60

61

2023 12 12

2023 12 12

1,744,440,093
265,504,587

321,736,733
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728,895,600
125,611,343
115,394,753
125,035,941

593,270,310
1,688,207,947

1,688,207,947

2023 13
2023 12 12
2023 12 12
()
)
()
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2023 12 12

34,401,711

64,819

796,683

35,263,213

2023 12 12

41,907,314 —| 41,953,150 45,836
427,944 — 429,934 1,990
20,614,364 —| 20,704,006 89,642
20,673,900 —| 20,627,555 46,345
191,106 — 191,655 549
41,907,314 —| 41,953,150 45,836

127/198



EDINETOOOO
0 o o = 222
Ooooooooooooooooooad

2023 13
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2023 12 12
1.5078
15,078 )
CAN 0.500 12/01/30 2,311,000.00 1,891,766.68
CAN 1.250 06/01/30 2,486,000.00 2,170,717.22
CAN 2.250 06/01/29 355,000.00 334,372.98
CAN 2.250 12/01/29 340,000.00 318,899.70
CAN 4.000 03/01/29 515,000.00 527,250.62
CAN 5.750 06/01/29 510,000.00 567,967.93
6,517,000.00 5,810,975.13
(624,679,826)
UKT 0.375 10/22/30 1,020,000.00 802,143.50
UKT 0.500 01/31/29 1,515,000.00 1,269,168.81
UKT 0.875 10/22/29 705,000.00 592,388.37
UKT 6.000 12/07/28 576,000.00 626,423.04
3,816,000.00 3,290,123.72
(602,915,171)
NGB 1.375 08/19/30 | 15,520,000.00 13,740,681.65
NGB 1.750 02/17/27 | 13,170,000.00 12,516,715.32
NGB 1.750 09/06/29 | 11,650,000.00 10,706,816.00
NGB 2.000 04/26/28 9,490,000.00 8,983,499.72
49,830,000.00 45,947,712.69
(611,564,055)
ACGB 2.250 05/21/28 574,000.00 533,786.03
ACGB 2.500 05/21/30 | 1,037,000.00 942,629.20
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ACGB 2.750 11/21/27 820,000.00 783,776.96
ACGB 2.750 11/21/29 971,000.00 903,123.07
ACGB 3.250 04/21/29 639,000.00 614,871.82
ACGB 4.750 04/21/27 570,000.00 583,982.10

4,611,000.00 4,362,169.18

(418,070,294)

2,257,229,346
(2,257,229,346)

BRCOL 2.200 06/18/30 100,000.00 90,151.25

100,000.00 90,151.25
(9,691,259)

NSWTC 3.000 03/20/28 1,015,000.00 965,920.82
NSWTC 3.000 04/20/29 1,330,000.00 1,243,560.42
NSWTC 3.000 05/20/27 110,000.00 105,798.41

2,455,000.00 2,315,279.65

(221,896,401)

231,587,660
(231,587,660)

CANHOU 2.650

12/15 798 120,000.00 114,028.14
120,000.00 114,028.14

(12,258,025)

IBRD 0.250 07/22/26 19,000.00 16,924.44
IBRD 1.000 12/21/29 118,000.00 97,508.59
137,000.00 114,433.03

(20,969,852)

IADB 3.150 06/26/29 100,000.00 92,263.70
100,000.00 92,263.70

(8,842,553)

42,070,430

(42,070,430)

2,530,887,436
(2,530,887,436)
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96.6 24.7
1.5 0.4
1.9 0.5

96.6 23.8
3.4 0.8

100.0 24.2

64.4 16.5

34.2 8.8
1.4 0.3
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2023 12 12

13,207,511
2,591,661
6,806,919,500
40,200,410

6,862,919,082

6,862,919,082

17,440

17,447

17,447

2,475,296,295

4,387,605,340

6,862,901,635

6,862,901,635

6,862,919,082
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2023 12 12

2023 12 12

2,394,311,267
806,968,375

725,983,347

1,195,425,326
341,258,272
312,217,792
420,898,281

205,496,624
2,475,296,295

2,475,296,295

2023 13
2023 12 12
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2023 12 12

2023 12 12

108,388,797

108,388,797

2023 12 12
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2023 13
2023 12 12
2023 12 12
2.7726
27,726

155 18,553,500

180 109,980,000

765 106,870,500

1,380 189,060,000

390 128,700,000

430 170,280,000

2,880 396,000,000

1,175 315,135,000

120 71,880,000
130 34,138,000
200 28,200,000
510 76,347,000
290 98,890,000

2,360 188,800,000

1,865 311,641,500

950 103,835,000

1,005 151,252,500

2,730 160,524,000

265 119,382,500

255 95,115,000

275 43,615,000

800 499,200,000

710 413,220,000

3,570 360,570,000

1,715 292,236,000

580 209,960,000

490 61,691,000

170 29,614,000
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640 71,808,000

1,460 212,138,000

1,600 116,000,000

4,770 277,137,000

55 24,447,500

270 36,531,000

375 106,987,500

410 68,511,000

1,890 302,022,000

520 43,732,000

185 125,615,000

1,170 307,476,000

2,270 153,679,000

690 72,795,000

795 103,350,000

43,445| 6,806,919,500

43,445 6,806,919,500
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2023 12 12

9,870,050
142,670
27,996
5,515,724,791
158,378
13,041,434

5,538,965,319

5,538,965,319

10,099

10,099

10,099

2,217,450,823

3,321,504,397

5,538,955,220

5,538,955,220

5,538,965,319
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2023 12 12

2023 12 12

2,351,176,329
760,076,162

893,801,668

1,354,033,945
267,161,248
362,167,524
234,088,106

2,217,450,823
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2023 12 12
171,501,831
171,501,831
2023 12 12
2023 13
2023 12 12
2023 12 12
2.4979
( 24,979 )
ACADIA REALTY TRUST 2,829 44,783.07
AGREE REALTY CORP 2,815 166,929.50
ALEXANDER & BALDWIN INC 2,083 36,077.56
ALEXANDER*S INC 66 12,468.06
ALEXANDRIA REAL ESTATE EQUITIES INC 4,554 543,929.76
ALPINE INCOME PROPERTY TRUST 416 6,930.56
AMERICAN ASSETS TRUST INC 1,375 29,507.50
AMERICAN HOMES 4 RENT- A 9,299 327,324.80
AMERICOLD REALTY TRUST 7,428 212,589.36
APARTMENT INCOME REIT CORP 4,364 141,873.64
APARTMENT INVT & MGMT CO -A 4,104 29,425.68
APPLE HOSPITALITY REIT INC 6,222 105,960.66
ARMADA HOFFLER PROPERTIES INC 2,041 24,879.79
ASHFORD HOSPITALITY TRUST INC 1,017 2,298.42
AVALONBAY COMMUNITIES INC 4,153 728,477.73

139/198



EDINETOOOO
0 o o = 222
Ooooodooodoooddoodn

BOSTON PROPERTIES INC 4,220 270,417.60
BRAEMAR HOTELS & RESORTS INC 1,694 3,811.50
BRANDYWINE REALTY TRUST 5,170 25,436.40
BRIXMOR PROPERTY GROUP INC 8,790 200,851.50
BROADSTONE NET LEASE INC 5,566 91,839.00
BRT APARTMENTS CORP 348 6,465.84
CAMDEN PROPERTY TRUST 3,122 291,657.24
CARETRUST REIT INC 2,909 65,627.04
CBL & ASSOCIATES PROPERTIES INC 734 17,102.20
CENTERSPACE 451 24,340.47
CHATHAM LODGING TRUST 1,452 15,086.28
CITY OFFICE REIT INC 1,222 6,806.54
CLIPPER REALTY INC 382 1,913.82
COMMUNITY HEALTHCARE TRUST INC 742 20,501.46
COPT DEFENSE PROPERTIES 3,291 80,464.95
COUSINS PROPERTIES INC 4,511 101,587.72
CTO REALTY GROWTH INC 603 10,311.30
CUBESMART 6,574 275,910.78
DIAMONDROCK HOSPITALITY CO 6,130 53,637.50
DIGITAL CORE REIT MANAGEMENT 21,200 12,932.00
DIGITAL REALTY TRUST INC 8,852 1,192,807.00
DIVERSIFIED HEALTHCARE TRUST 6,414 15,650.16
DOUGLAS EMMETT INC 3,525 50,055.00
EAGLE HOSPITALITY TRUST 9,100 —
EASTERLY GOVERNMENT PROPERTIES, INC. 2,664 33,646.32
EASTGROUP PROPERTIES INC 1,328 231,855.52
ELME COMMUNITIES 2,509 33,720.96
EMPIRE STATE REALTY TRUST INC 3,710 34,874.00
EPR PROPERTIES 2,239 102,814.88
EQUINIX INC 2,736 2,181,084 .48
EQUITY COMMONWEALTH 3,209 61,388.17
EQUITY LIFESTYLE PROPERTIES INC 5,447 386,954.88
EQUITY RESIDENTIAL 10,086 586,702.62
ESSENTIAL PROPERTIES REALTY TRUST INC 4,560 111,446.40
ESSEX PROPERTY TRUST INC 1,877 426,210.39
EXTRA SPACE STORAGE INC 6,178 853,305.36
FARMLAND PARTNERS INC 1,321 16,565.34
FEDERAL REALTY INVS TRUST 2,145 213,041.40
FIRST INDUSTRIAL REALTY TRUST INC 3,867 192,808.62
FOUR CORNERS PROPERTY TRUST 2,692 65,523.28
FRANKLIN STREET PROPERTIES CORP 2,806 6,902.76
GAMING AND LEISURE PROPERTIES INC 7,680 352,204.80
GETTY REALTY CORP 1,324 38,144.44
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GLADSTONE COMMERCIAL CORP 1,189 15,754.25
GLADSTONE LAND CORP 991 13,893.82
GLOBAL MEDICAL REIT INC 1,880 19,589.60
GLOBAL NET LEASE INC 5,776 51,637.44
HEALTHCARE REALTY TRUST INC 11,137 175,853.23
HEALTHPEAK PROPERTIES INC 15,997 300,263.69
HIGHWOODS PROPERTIES INC 3,141 66,840.48
HOST HOTELS & RESORTS INC 20,808 382,034.88
HUDSON PACIFIC PROPERTIES INC 3,556 26,563.32
INDEPENDENCE REALTY TRUST INC 6,669 96,166.98
INDUSTRIAL LOGISTICS PROPERTIES TRUST 1,814 7,528.10
INNOVATIVE INDUSTRIAL PROPERTIES INC 833 73,762.15
INVENTRUST PROPERTIES CORP 2,007 50,676.75
INVITATION HOMES INC 16,821 559,802.88
IRON MOUNTAIN INC 8,534 562,390.60
JBG SMITH PROPERTIES 2,739 42,317.55
KEPPEL PACIFIC OAK US REIT 23,500 6,697.50
KILROY REALTY CORP 3,116 118,937.72
KIMCO REALTY CORP 18,126 368,864.10
KITE REALTY GROUP TRUST 6,415 140,745.10
LTC PROPERTIES INC 1,192 39,550.56
LXP INDUSTRIAL TRUST 8,556 78,886.32
MACERICH CO/THE 6,397 87,063.17
¥QBE#IFE US REAL ESTATE INVESTMENT 47,668 3,336.76
MEDICAL PROPERTIES TRUST INC 17,784 85,185.36
MID-AMERICA APARTMENT COMMUNITIES INC 3,412 431,379.16
NATIONAL STORAGE AFFILIATES 2,427 89,799.00
NATL HEALTH INVESTORS INC 1,269 70,112.25
NET LEASE OFFICE PROPERTY 428 8,405.92
NETSTREIT CORP 1,908 31,806.36
NEXPOINT DIVERSIFIED REAL ESTATE TRUST 999 8,331.66
NEXPOINT RESIDENTIAL TRUST 689 22,061.78
NNN REIT INC 5,334 216,240.36
OFFICE PROPERTIES INCOME TRUST 1,547 9,529.52
OMEGA HEALTHCARE INVESTORS INC 7,160 220,957.60
ONE LIBERTY PROPERTIES INC 481 10,663.77
ORION OFFICE REIT INC 1,787 9,917.85
PARAMOUNT GROUP INC 4,980 26,742.60
PARK HOTELS & RESORTS INC 6,411 98,088.30
PEAKSTONE REALTY TRUST 1,069 18,654.05
PEBBLEBROOK HOTEL TRUST 3,581 48,307.69
PHILLIPS EDISON & COMPANY INC 3,433 122,661.09
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PHYSICIANS REALTY TRUST 7,087 88,870.98
PIEDMONT OFFICE REALTY TRUST INC 3,731 24,848.46
PLYMOUTH INDUSTRIAL REIT INC 1,081 25,154 .87
POSTAL REALTY TRUST INC-A 570 8,282.10
PRIME US REIT 17,700 3,221.40
PROLOGIS INC 27,015 3,295,830.00
PUBLIC STORAGE 4,627 1,280,892.41
REALTY INCOME CORP 20,726 1,127,287.14
REGENCY CENTERS CORP 4,805 309,105.65
RETAIL OPPORTUNITY INVESTMENTS CORP 3,745 50,257.90
REXFORD INDUSTRIAL REALTY INC 6,037 318,149.90
RLJ LODGING TRUST 4,681 51,584.62
RPT REALTY 2,407 29,582.03
RYMAN HOSPITALITY PROPERTIES 1,746 184,883.94
SABRA HEALTH CARE REIT INC 6,872 97,101.36
SAFEHOLD INC 1,264 27,125.44
SAUL CENTERS INC 381 14,939.01
SERVICE PROPERTIES TRUST 4,740 36,924.60
SIMON PROPERTY GROUP INC 9,568 1,289,575.04
SITE CENTERS CORP 5,263 71,050.50
SL GREEN REALTY CORP 1,361 57,420.59
SPIRIT REALTY CAPITAL INC 4,133 172,428.76
STAG INDUSTRIAL INC 5,254 190,930.36
STAR HOLDINGS 384 5,018.88
SUMMIT HOTEL PROPERTIES INC 3,232 20,975.68
SUN COMMUNITIES INC 3,638 468,428.88
SUNSTONE HOTEL INVESTORS INC 6,058 62,882.04
TANGER FACTORY OUTLET CENTERS 3,076 82,590.60
TERRENO REALTY CORP 2,454 145,546.74
UDR INC 8,864 310,062.72
UMH PROPERTIES INC 1,788 26,265.72
UNITI GROUP INC 6,871 37,790.50
UNIVERSAL HEALTH RLTY INCOME 378 15,966.72
URBAN EDGE PROPERTIES 3,440 59,374.40
VENTAS INC 11,766 552,060.72
VERIS RESIDENTIAL INC 2,291 33,838.07
VICI PROPERTIES INC 29,634 912,430.86
VORNADO REALTY TRUST 4,680 127,483.20
WELLTOWER INC 16,184 1,425,324.88
WHITESTONE REIT 1,438 16,723.94
WP CAREY INC 6,255 393,126.75
XENIA HOTELS & RESORTS INC 3,083 39,277.42
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772,015  29,486,481.06
(4,301,487,857)
ALLIED PROPERTIES REIT 1,861 34,298.23
ARTIS REAL ESTATE INVESTMENT TRUST 1,426 8,841.20
BOARDWALK REAL ESTATE INVESTMENT TRUST 666 48,005.28
BSR REAL ESTATE INVESTMENT TRUST 511 7,414.61
BTB REIT 654 1,844.28
CAN APARTMENT PROP REIT 2,399 121,509.35
CHOICE PROPERTIES REIT 4,584 60,371.28
CROMBIE REAL ESTATE INVESTMENT TRUST 1,547 20,420.40
CT REAL ESTATE INVESTMENT TRUST 1,565 21,503.10
DREAM INDUSTRIAL REAL ESTATE
INVESTHENT 3,839 50,022.17
DREAM OFFICE REAL ESTATE INVESTMENT 437 3,845.60
?;521 CAPITAL REAL ESTATE INVESTMENT 3,080 44.063.40
GRANITE REAL ESTATE INVESTMENT TRUST 892 65,347.92
H&R REAL ESTATE INV-REIT UTS 3,819 35,020.23
INTERRENT REAL ESTATE INVESTMENT TRUST 2,096 26,786.88
KILLAM APARTMENT REAL ESTATE 1,731 31,002.21
MINTO APARTMENT REIT 561 8,611.35
22T$UARD NORTH AMERICAN RESIDENTIAL 560 7.968.80
NEXUS INDUSTRIAL REIT 1,004 7,459.72
NORTHWEST HEALTHCARE PROPERTIES REIT 3,596 15,534.72
PRIMARIS REIT 1,418 18,774.32
PRO REAL ESTATE INVESTMENT TRUST 931 4,282.60
RIOCAN REAL ESTATE INVESTMENT TRUST 4,284 75,441.24
SLATE GROCERY REIT 814 8,652.82
SMARTCENTRES REIT VAR VT UN 2,106 49,554.18
TRUE NORTH COMMERCIAL REIT 274 2,268.72
46,665 778,844.61
(83,725,795)
AEDIFICA 1,413 87,394.05
ALTAREA 138 9,853.20
CARE PROPERTY INVEST 1,038 14,075.28
CARMILA 1,651 23,972.52
COFINIMMO 994 68,685.40
COVIVIO 1,441 67,409.98
CROMWELL EUROPEAN REIT 9,180 11,934.00
EUROCOMMERCIAL PROPERTIES NV 1,279 27,242.70
GECINA SA 1,501 162,558.30
HAMBORNER REIT AG 1,978 13,252.60
ICADE 877 29,028.70
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IMMOBILIARE GRANDE DISTRIBUZIONE 1,607 3,559.50
INMOBILIARIA COLONIAL SOCIMI SA 8,350 53,106.00
INTERVEST OFFICES&WAREHOUSES 852 17,593.80
IRISH RESIDENTIAL PROPERTIES 12,329 12,575.58
KLEPIERRE 5,704 134,500.32
LAR ESPANA REAL ESTATE SOCIMI SA 1,485 8,850.60
MERCIALYS 2,790 25,026.30
MERLIN PROPERTIES SOCIMI SA 9,912 96,146.40
MONTEA NV 430 35,991.00
NSI NV 545 9,788.20
RETAIL ESTATES 362 22,733.60
SHURGARD SELF STORAGE LTD 883 36,445.82
UNIBAIL-RODAMCO-WESTFIELD 2,968 189,299.04
VASTNED RETAIL NV 543 10,914.30
WAREHOUSES DE PAUW SCA 4,724 129,437.60
WERELDHAVE NV 1,197 16,758.00
XIOR STUDENT HOUSING NV 836 25,916.00

77,007|  1,344,048.79
(211,015, 660)

ABRDN PROPERTY INCOME TRUST 11,670 5,718.30
AEW UK REIT PLC 4,611 4,481.89
ASSURA PLC 84,788 37,561.08
BALANCED COMMERCIAL PROPERTY TRUST LTD 19,669 13,532.27
BIG YELLOW GROUP PLC 5,203 59,626.38
BRITISH LAND CO PLC 27,444 106,455.27
CLS HOLDINGS PLC 3,972 3,924.33
CUSTODIAN PROPERTY INCOME REIT PLC 12,566 10,907.28
DERWENT LONDON PLC 3,269 72,637.18
EMPIRIC STUDENT PROPERTY PLC 17,805 16,647.67
GREAT PORTLAND ESTATES PLC 7,174 29,886.88
HAMMERSON PLC 109,162 29,451.90
HELICAL PLC 2,855 5,692.87
HOME REIT PLC 19,023 7,238.25
IMPACT HEALTHCARE REIT PLC 11,890 10,225.40
LAND SECURITIES GROUP PLC 21,970 143,683.80
LIFE SCIENCE REIT PLC 10,402 6,303.61
LONDONMETRIC PROPERTY PLC 28,743 54,899.13
LX1 REIT PLC 50,134 46,549.41
NEWRIVER REIT PLC 9,052 7,513.16
PICTON PROPERTY INCOME LTD 15,588 10,334.84
PRIMARY HEALTH PROPERTIES PLC 38,219 37,703.04
PRS REIT PLC/THE 15,336 12,146.11

REGIONAL REIT LTD 14,002 4,557.65
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SAFESTORE HOLDINGS PLC 6,375 51,031.87
SCHRODER REIT LTD 14,239 6,400.43
SEGRO PLC 35,812 301,895.16
SHAFTESBURY CAPITAL PLC 58,047 73,777.73
SUPERMARKET INCOME REIT PLC 35,222 28,635.48
TARGET HEALTHCARE REIT PLC 18,271 15,128.38
TRIPLE POINT SOCIAL HOUSING REIT PLC 9,237 5,606.85
TRITAX BIG BOX REIT PLC 55,639 89,189.31
UK COMMERCIAL PROPERTY REIT 24,861 14,369.65
UNITE GROUP PLC 11,595 115,370.25
URBAN LOGISTICS REIT PLC 13,927 16,740.25
WAREHOUSE REIT PLC 12,499 10,736.64
WORKSPACE GROUP PLC 4,049 21,601.41

844,320 1,488,161.11

(272,705,523)

ABACUS GROUP 13,016 14,512 .84
ABACUS STORAGE KING 15,882 18,978.99
ARENA REIT 10,447 36,982.38
BWP TRUST 14,318 51,258.44
CENTURIA CAPITAL GROUP 23,769 37,079.64
CENTURIA INDUSTRIAL REIT 15,851 50,406.18
CENTURIA OFFICE REIT 12,674 16,919.79
CHARTER HALL GROUP 14,057 153,924.15
CHARTER HALL LONG WALE REIT 18,925 67,751.50
CHARTER HALL RETAIL REIT 14,495 50,442.60
CHARTER HALL SOCIAL INFRASTRUCTURE 9,99 28,083.14
CROMWELL PROPERTY GROUP 41,250 18,562.50
DEXUS 31,451 231,164.85
DEXUS INDUSTRIA REIT 6,323 17,641.17
GDI PROPERTY GROUP 15,425 9,409.25

GOODMAN GROUP

50,128 1,157,956.80

GPT GROUP

56,014 242,540.62
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GROWTHPOINT PROPERTIES AUSTRALIA 8,181 20,288.88
HEALTHCO REIT 14,050 19,880.75
HMC CAPITAL LTD 7,193 39,273.78
HOMECO DAILY NEEDS REIT 50,506 62,122.38
HOTEL PROPERTY INVESTMENTS LTD 5,837 16,693.82
INGENIA COMMUNITIES GROUP 11,144 46,359.04
MIRVAC GROUP 115,382 241,148.38
NATIONAL STORAGE REIT 36,549 85,524.66
REGION RE LTD 32,754 72,386.34
RURAL FUNDS GROUP 10,898 21,904.98
SCENTRE GROUP 151,774 424,967.20
STOCKLAND 69,804 293,176.80
VICINITY CENTRES 113,148 217,809.90
WAYPOINT REIT 19,966 48,717.04

1,011,205  3,813,868.79
(365,521,184)

ARGOSY PROPERTY LTD 25,080 27,211.80
GOODMAN PROPERTY TRUST 29,832 63,542.16
KIWI PROPERTY GROUP INC 46,978 39,461.52
PRECINCT PROPERTIES GROUP 40,071 48,085.20
141,961 178,300.68

(15,934,731)

CHAMPION REIT 56,000 138,880.00
FORTUNE REIT 44,000 209,000.00
LINK REIT 74,900  2,864,925.00
PROSPERITY REIT 35,000 46,200.00
SUNLIGHT REAL ESTATE INVESTMENT TRUST 30,000 60,600.00
YUEXIU REAL ESTATE INVESTMENT TRUST 65,000 74,100.00

304,900/  3,393,705.00
(63,428,346)
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AINS APAC REIT 20,279 26,159.91
CAPITALAND ASCENDAS REIT 103,950 295,218.00
CAPITALAND ASCOTT TRUST 64,889 62,617.88
CAPITALAND CHINA TRUST 35,008 30,106.88
CAPITALAND INTEGRATED COMMERCIAL TRUST| 147,875 279,483.75
CDL HOSPITALITY TRUSTS 18,650 19,209.50
EC WORLD REIT 4,400 818.40
ESR-LOGOS REIT 169,751 52,622.81
FAR EAST HOSPITALITY TRUST 31,500 20,947.50
FRASERS CENTREPOINT TRUST 32,479 72,103.38
FRASERS LOGISTICS & COMMERCIAL TRUST 86,403 96,771.36
KEPPEL DC REIT 39,140 77,888.60
KEPPEL REIT 63,250 56,292.50
LENDLEASE GLOBAL COMMERCIAL REIT 50,921 31,571.02
MAPLETREE INDUSTRIAL TRUST 60,369 140,056.08
MAPLETREE LOGISTICS TRUST 97,092 157,289.04
MAPLETREE PAN ASIA COMMERCIAL TRUST 67,509 95,862.78
PARAGON REIT 36,900 30,627.00
PARKWAYLIFE REAL ESTATE 11,400 39,900.00
SASSEUR REAL ESTATE INVESTME 13,600 9,112.00
STARHILL GLOBAL REIT 39,500 20,737.50
SUNTEC REIT 67,100 78,507.00
1,261,965|  1,693,902.89

(184,008,670)

D&D PLATFORM REIT CO LTD 1,779|  5,559,375.00
ESR KENDALL SQUARE REIT LTD 4,836 17,723,940.00
JR REIT XXVII 4,677| 19,736,940.00
KORAMCO LIFE INFRA REIT 1,625  8,547,500.00
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LOTTE REIT CO LTD 3,844 12,377,680.00
NH ALL-ONE REIT CO LTD 1,375 4,805,625.00
SHINHAN ALPHA REIT CO LTD 2,164| 14,282,400.00
SK REITS CO LTD 3,571 14,284,000.00

23,871 97,317,460.00
(10,802,238)

MENIVIM-THE NEW REIT LTD 21,480 34,647.24
REIT 1 LTD 5,852 93,632.00
SELLA CAPITAL REAL ESTATE LTD 6,388 52,701.00

33,720 180,980.24

(7,094,787)

5,515,724,791
(5,515,724,791)

5,515,724,791
(5.515,724,791)

142 100.0 78.0
26 100.0 1.5
28 100.0 3.8
37 100.0 5.0
31 100.0 6.6

100.0 0.3
100.0 1.2
22 100.0 3.3
100.0 0.2
100.0 0.1

148/198



EDINETOOOO
0 o o = 222
Ooooooooooooooooooad

2023 12 29

20,267,533,667
58,762,171
20,208,771,496
20,320,226,529
0.9945

34,049,870,187
6,657
34,049,863,530
9,691,500,825
3.5134

30,044,622,209
50,009,747
29,994,612,462
7,203,772,347
4.1637

10,159,702,872
3,731
10,159,699,141
7,950,179,707
1.2779
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13,623,569, 360
2,831
13,623,566,529
7,723,936,268
1.7638

13,557,408,837
2,678
13,557,406,159
6,521,051,058
2.0790

2,601,298,604
165
2,601,298,439
1,673,190,792
1.5547

6,881,598,525
1,273
6,881,597,252
2,481,664,537
2.7730

5,616,617,943
80,812
5,616,537,131
2,140,927,078
2.6234
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2023 12 29
( )

103 935,159

31 71,654

79 157,631

213 1,164,445

153/198



59 2
19 8 6 52
38 38 57
19 8 6 52
193 2 1
2023 3 31

EY

154/198

EDINETOOOO
0 o o = 222
Ooooooooooooooooooad

38

52

2022 4 1

2023 4 1 2023 9 30



EDINETOOOO
0 o o = 222
Ooooooooooooooooooad

2022 3 31 2023 3 31
*2 7,486,067 8,096,631
27,313 36,097
1,045 -
572,846 684,094
*2 8,285 8,342
12 13
6,110 5,263
8,101,681 8,830,443
*1 103,051 91,563
76,506 68,621
26,545 22,941
49,778 43,991
48,287 42,579
959 959
530 451
44,398 43,197
676 3,724
2,074 825
41,646 38,647
197,227 178,752
8,298,909 9,009,195
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2022 3 31 2023 3 31

427,644 486,155
*2 353,955 412,521
73,689 73,634

217,075 151,940

49,120 38,253

2,157 2,241

84,794 84,622

4,125 4,551

784,917 767,765

141,018 147,286

28,302 37,727

169,320 185,013

954,237 952,779

7,344,548 8,056,260

200,000 200,000

7,144,548 7,856,260
2,000 2,000
7,142,548 7,854,260
6,210,000 6,990,000
932,548 864,260

122 155

122 155

7,344,671 8,056,416

8,298,909 9,009,195
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2021 4 1 2022 4 1
2022 3 31 2023 3 31

5,745,722 5,878,713

*1 125,440 117,575

5,871,163 5,996,289

*1 2,827,107 2,900,890

38,844 59,825

719,301 780,767
494,049 559,786
225,252 220,980

69,306 71,717
59,716 61,913
151 109
4,750 4,834
4,687 4,860

3,654,560 3,813,200

649,835 678,964
62,899 62,899
427,106 452,557
66,091 65,183
88,426 92,930
5,311 5,392

84,794 84,622

69,495 75,930

10,947 9,425

1,233 2,777

1,417 6,235

25,175 24,607

62,794 62,890

27,295 30,126

151,092 168,648

1,084,081 1,144,227

1,132,522 1,038,861

*1 80 86

404 334

484 421

541 -

1,357 1,646

1,899 1,646

1,131,106 1,037,636
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2021 4 1 1
2022 3 31 2023 3 31

6,910 3,250

6,910 3,250

1,124,196 1,034,385

355,435 319,688

5,332 2,984

774,094 711,712
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2021 4 1 2022 3 31
)
200,000 2,000 5,560,000 808,454 6,370,454 6,570,454
— — 650,000 650,000 — —
— — — 774,094 774,094 774,094
— — 650,000 124,004 774,094 774,094
200,000 2,000 6,210,000 932,548 7,144,548 7,344,548
156 156 6,570,298
— — 774,094
278 278 278
278 278 774,372
122 122 7,344,671
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2022 4 1 2023 3 31
)
200,000 2,000 6,210,000 932,548 7,144,548 7,344,548
— — 780,000 780,000 — —
— — — 711,712 711,712 711,712
— — 780,000 68,287 711,712 711,712
200,000 2,000 6,990,000 864,260 7,856,260 8,056,260
122 122 7,344,671
— — 711,712
33 33 33
33 33 711,745
155 155 8,056,416
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(2022 3 31 ) (2023 3 31 )
76,762 81,193
39,961 41,919

(2022 3 31 ) (2023 3 31 )
6,300,936 6,939,485
1,000,000 1,000,000
3,150 2,252
169,395 195,316
2021 4 1 2022 4 1
2022 3 31 2023 3 31
116,149 103,058
77 84
2,271,960 2,285,492

163/198



EDINETOOOO
0 o o = 222
Ooooooooooooooooooad

2021 4 1 2022 3 31

) 4 — — 4
4 — — 4
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2021 4 1 2022 3 31
1
2
3
2022 3 31
( )
676 676 —
676 676 —
1
2
( )
7,485,714 7,485,714 —
572,846 572,846 —
8,285 8,285 —
8,066,845 8,066,845 —
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