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5
2038 1 1 20 15 5
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2024 2

(BEINHR) 77 /FOBENE
B EEESERNSIEE (2023FE8B118~2024F 28138 O E R 2 (£3)
EEmE(+HD) 8 F T g F OD ' ZDBBOHEG
1.28% 1.24% 0.04%
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9,987,303,995 99.59

- 41,136,956 0.41

10,028,440,951] 100.00

7,774,694 ,506) 77.64

1,970,953,375 19.68

— 268,576,520 2.68

10,014,224,401 100.00;

6,164,241,449 1.5938  9,824,568,022 1.6202]  9,987,303,995 99.59
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99.59

99.59

1 CHINA GOVT 50,000,000 2,126.29 1,063,149,734 2,158.58 1,079,291,443 2.89 2031 11] 10.78
BOND 2.89 18
2 CHINA GOVT 34,000,000 2,171.20 738,209,515 2,381.18 809,602,539 3.19| 2053 4 8.08|
BOND 3.19 15
3 CHINA GOVT 35,000,000 2,192.59 767,409,825 2,211.26 773,943,772 3.27) 2030 11 7.73
BOND 3.27 19
4 CHINA GOVT 30,000,000 2,134.02 640,207,731 2,149.58 644,874,836 2.91{ 2028 10 6.44
BOND 2.91 14
5 CHINA GOVT 30,000,000 2,149.97 644,993,862 2,145.28 643,584,334 3.12[ 2026 12| 6.43
BOND 3.12 5
6 CHINA DEV BANK| 30,000,000 2,130.37 639,111,431 2,122.33 636,699,572 3.34] 2025 7] 6.3
3.34 14
7 CHINA GOVT 27,000,000 2,154.59 581,740,500 2,146.53 579,564,188 3.25( 2026 6 5.79
BOND 3.25 6
8 CHINA GOVT 26,000,000 2,182.93 567,562,107 2,198.50 571,612,360 3.29[ 2029 5 5.71
BOND 3.29 23
9 CHINA GOVT 21,000,000 2,364.81 496,610,631 2,542.60 533,946,215 3.72[ 2051 4 5.33
BOND 3.72 12
10 CHINA GOVT 22,000,000 2,125.98 467,716,973 2,168.10 476,983,107 2.88[ 2033 2| 4.76
BOND 2.88 25
11 CHINA GOVT 21,000,000 2,163.38 454,311,002 2,181.63 458,143,666 3.13] 2029 11 4.57
BOND 3.13 21
12 [CHINA DEV BANK| 16,000, 000f 2,228.93 356,629,441 2,234.63 357,541,562 4.040 2028 7 3.57|
404 6
13 CHINA GOVT 16,000, 000f 2,097.83 335,653,989 2,097.48 335,597,191 2.35 2025 3 3.35
BOND 2.35 15
14 CHINA DEV BANK] 15,000, 000f 2,198.13 329,719,980 2,215.31 332,297,85]] 3.65 2029 5 3.32
3.65 21
15 CHINA DEV BANK] 15,000, 000f 2,176.33 326,449,875 2,194 .52 329,178,095 3.48 2029 1 3.29
3.48 8
16 CHINA DEV BANK] 15,000, 000f 2,103.66 315,549,524 2,101.57 315,236,295 2.73 2024 11 3.15
2.73 11
17 CHINA GOVT 13,000, 000f 2,108.44 274,097,908 2,091.99 271,958,766 3.19| 2024 4 2.72
BOND 3.19 11
18 CHINA GOVT 10,000,000 2,100.47 210,047,586 2,145.21 214,521,846 2.67( 2033 11| 2.14
BOND 2.67 25
19 CHINA GOVT 8,000,000 2,092.01 167,360,911 2,097.08 167,766,855 2.3 2026 5 1.68
BOND 2.3 15
20 CHINA GOVT 5,000,000 2,157.30 107,865, 455 2,146.15 107,307,908 3.6/ 2025 9 1.07
BOND 3.6 6
21 CHINA GOVT 5,000,000 2,089.50 104,475,278 2,119.90 105,995,480 2.62] 2030 6 1.06
BOND 2.62 25
77.64
19.68
97.32
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) 1
1 (2019 2 12 ) 16,113,364,012 16,192,113,203 1.0231 1.0281
2 (2019 8 13 ) 59,877,172,947  60,454,242,850 0.9338 0.9428
3 (2020 2 10 ) 43,088,083,704/ 43,478,669,968 0.9928 1.0018
4 (2020 8 11 ) 22,604,334,513 22,819,732,407 0.9445 0.9535
5 (2021 2 10 ) 21,569,121,201] 21,784,489,211 1.0015 1.0115
6 (2021 8 10 ) 17,349,706,267 17,511,557,673 1.0720] 1.0820]
7 (2022 2 10 ) 14,261,984,344( 14,398,078,392 1.1527 1.1637
8 (2022 8 10 ) 10,376,149,194 10,466,573,079 1.2623 1.2733
9 (2023 2 10 ) 8,825,005,760 8,912,346,614 1.2125 1.2245
10 (2023 8 10 ) 11,413,473,6100 11,522,114,384 1.2607 1.2727
11 (2024 2 13 ) 10,021,316,483 10,104,797,783 1.3205 1.3315
2023 2 9,270,326,189 — 1.2242 —
3 10,839,271,805 — 1.2185 —
4 11,081,559,878 — 1.2192 —
5 11,340,973,420 — 1.2478 —
6 11,394,859,575 — 1.2673 —
7 11,379,000,040 — 1.2578 —
8 11,362,485,315 — 1.2712 —
9 11,488,098,357 — 1.2929 —
10 10,759,476,897 — 1.2877 —
11 10,187,026,298 — 1.3025 —
12 9,828,685,975 — 1.2705 —
2024 1 10,033,127,131 — 1.3189 —
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2 10,028,440,951 1.3415 —
1
1 2018 10 12 2019 2 12 0.0050
2 2019 2 13 2019 8 13 0.0090
3 2019 8 14 2020 2 10 0.0090
4 2020 2 11 2020 8 11 0.0090
5 2020 8 12 2021 2 10 0.0100
6 2021 2 11 2021 8 10 0.0100
7 2021 8 11 2022 2 10 0.0110
8 2022 2 11 2022 8 10 0.0110
9 2022 8 11 2023 2 10 0.0120
10 2023 2 11 2023 8 10 0.0120
11 2023 8 11 2024 2 13 0.0110
1 2018 10 12 2019 2 12 2.8
2 2019 2 13 2019 8 13 7.8
3 2019 8 14 2020 2 10 7.3
4 2020 2 11 2020 8 11 4.0
5 2020 8 12 2021 2 10 7.1
6 2021 2 11 2021 8 10 8.0
7 2021 8 11 2022 2 10 8.6
8 2022 2 11 2022 8 10 10.5
9 2022 8 11 2023 2 10 3.0
10 2023 2 11 2023 8 10 5.0
11 2023 8 11 2024 2 13 5.6
2

1 15,787,909,160 38,070,836
2 52,356,442,326 3,987,402,452
3 164,859,086 20,885,263,480
4 59,478,176 19,524,852,548
5 47,795,097, 2,444 ,093,528
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6 136,176,596 5,487,836,986
7 140,829,396 3,953,783,755
8 398,556,472 4,550,389,499
9 540,285,289 1,482,233,985
10 2,451,087,172 676,093,820
11 315,942,971 1,780,131,759
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CHINA GOVT BOND 2.89 2031/11/18 |  2.890% 10.78%
CHINA, GOVT BOND 3.19 2053/04/15 3.190% 8.08%
CHINA GONT BOMND 327 20301119 3.370% 7.73%
CHIMA, GOVT BOMD 291 | 2028/10/14 | 2910% 6.44%
CHINA GOVT BOND 3.12 2026/12/05 3.120% £.43%
CHINA DEV BANK 3.34 2025/07/14 | 3340% 6.36%
CHINA, GOVT BOND 3.25 2026/06/06 | 3.250% 5.70%
CHINA GONVT BOMND 3.29 2029/05/23 3.290% 571%
CHINA GOVT BOND 3.72 | 2051/04/12 | 3720% 533%
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2024 11 5 3 30

0.1
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10 11
(2023 8 10 ) (2024 2 13 )
23,282,849 21,711,880
267,034,234 205,481,828

11,331,181,759

9,966,393,372

11,621,498,842

10,193,587,080

11,621,498,842

10,193,587,080

108,640,774 83,481,300
31,604,972 19,805,800
2,353,372 2,395,192
64,717,667 65,867,511
365 43

708,082 720,751
208,025,232 172,270,597
208,025,232 172,270,597

=1 9,053,397,881

2,360,075,729
1,509,560,027

=1 7,589,209,093

2,432,107,390
1,669,927,449

11,413,473,610

10,021,316,483

=2 11,413,473,610

2 10,021,316,483

11,621,498,842

10,193,587,080
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10 11
2023 2 11 2023 8 11
2023 8 10 2024 2 13
397 247
608,076,873 656,148,556
608,077,270 656,148,803
24,976 22,795
2,353,372 2,395,192
64,717,667 65,867,511
712,550 729,828
67,808,565 69,015,326
540,268,705 587,133,477
540,268,705 587,133,477
540,268,705 587,133,477
15,101,182 55,750,629
1,546,601,231 2,360,075,729
540,567,047 87,112,589
540,567,047 87,112,589
143,619,298 462,982,476
143,619,298 462,982,476

=1 108,640,774

=1 83,481,300

2,360,075,729

2,432,107,390
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11
2023 8 11
2024 2 13
1.
2.
3.
2023 8 11 2024 2 13
10 11
2023 8 10 2024 2 13
1. 1.
9,053,397,881 7,589,209,093
2. 1 2. 1
1 1.2607 1 1.3205
(10,000 12,607 ) (10,000 13,205 )
10 11
2023 2 11 2023 8 11
2023 8 10 2024 2 13
*1. *1
A 144,383,291 A 134,237,700
B 67,034,827 B 397,145,148
c 850,515,702 c 762,179,941
D 1,406,782,683 D 1,222,025,901
E=A+B+C+D 2,468,716,503 E=A+B+C+D 2,515,588, 690
F 9,053,397,881 F 7,589,209,093
10,000 G=E/F*10,000 2,726 10,000 G=E/F*10,000 3,314
10,000 H 120 10,000 H 110
I1=F*H/10,000 108,640,774 1=F*H/10,000 83,481,300
1.
10 11
2023 2 11 2023 8 11
2023 8 10 2024 2 13
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