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2022

2023

2023

2024

212,590,490.47

22,635,983.09

32,921,342.78

75,979,080.88

212,590,490.47

22,635,983.09

32,921,342.78

75,979,080.88

212,590,490.47

22,635,983.09

32,921,342.78

75,979,080.88

2,508,527,924.69

2,391,865,041.31

2,365,959,041.40

2,280,382,302.34

9,189,310.1930
243,805

8,718,238.9210
249,665

8,285,203.2070
239,915

7,681,733.9820
209,955

2,508,527,924.69

2,391,865,041.31

2,365,959,041.40

2,280,382,302.34

2,537,477,140.99

2,428,032,449.01

2,403,032,918.52

2,290,510,910.30

94.81 92.54 93.31 97.75
9,989 9,544 9,377 9,516
4.85 2.59 1.97 4.41
2.55 1.03 8.59 1.45
33,171.77 33,171.77 695,941.82
98.86 98.51 98.46 99.56
5.19 7.46 1.58 5.63
0.11 4.56 6.13 0.29
2022 10 2022 10
2022 13
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2024
7,681,733.9820
2024 2,273,318,117.40( 342,521
209,955
2024 29
150.67
1993 41

2024

Andreas Aebersold

Madhu Ramachandran

Christian Schon

Jane Wilkinson

Christian Maurer

PricewaterhouseCoopers, Société coopérative
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2024
341,430,769.03 14.94
332,504,304.95 14.55
243,914,739.54 10.67

173,440,821.23 .59

163,449,233.04 .15

157,554,651.63 .89

144,460,659.69 .32

108,108,860.69 .73

49,687,300.43 .17

43,182,663.07 .89

38,810,841.71 .70

38,316,077.77 .68

34,843,660.16 .52

33,490,873.23 .47

33,213,730.88 .45

28,779,392.04 .26

25,767,349.84 .13

25,725,824.37 .13

22,531,540.87 .99

17,642,583.55 77

15,782,746.41 .69

15,594,074.36 .68

14,544,845.90 .64

14,468,388.12 .63

13,618,264.97 .60

7,709,004.46 .34

4,941,535.00 .22

4,783,312.50 .21

4,498,507.75 .20

4,319,952.00 .19

4,013,657.56 .18

3,956,004.00 .17

3,395,102.99 .15

2,500,638.97 A1

=N ol Holl Noll Noll HNoll Holl Noll Noll Holl HFoll Hol Hol H=l el Noll Hol B Bal Bl Bl Bl Bl Bl Bl Bl B CH IR N 2200 22 I B

.10

2,392,150.00
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2,255,335.56 0.10
2,187,397.54 0.10
2,066,417.16 0.09
2,028,636.27 0.09
1,912,185.02 0.08
1,821,275.77 0.08
1,632,585.60 0.07
1,475,738.78 0.06
1,458,710.34 0.06
968,750.00 0.04
934,901.85 0.04
886,964.00 0.04
784,198.40 0.03
424,476.87 0.02
200,250.00 0.01
2,194,411,885.87 96.03
7,394.58 0.00
63,085.50 0.00
70,480.08 0.00
3,497,720.82 0.15
2,197,839,126.61 96.18
87,252,517.08 3.82
2,285,091,643.69 100.00
11,773,526.29 0.52
2,273,318,117.40
342,521 99-48
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2024

2023 2,361,207 355,763 2,343,834 353,145 92.18 13,889 9,427
2,392,691 360,507 2,377,831 358,268 93.04 14,018 9,479

2,361,020 355,735 2,307,774 347,712 92.83 13,987 9,414

2,359,366 355,486 2,329,025 350,914 92.63 13,957 9,349

2,403,033 362,065 2,365,959 356,479 93.31 14,059 9,377

2,374,967 357,836 2,320,447 349,622 93.28 14,054 9,324

2,294,984 345,785 2,205,088 332,241 91.86 13,841 9,140

10 2,173,277 327,448 2,152,351 324,295 91.49 13,785 9,054

11 2,266,061 341,427 2,245,805 338,375 94.66 14,262 9,319

12 2,336,367 352,020 2,319,526 349,483 97.66 14,714 9,557

2024 2,290,511 345,111 2,280,382 343,585 97.75 14,728 9,516
2,285,092 344,295 2,273,318 342,521 96.93 14,604 9,391

2022 10 2022 10

2022 13
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6.65 0.57
100x
2024
2023
2024 31
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2024 13,738,000 22
2024 29
163.25
2024 10,000,000 17
2024 29
171.47
2024
45 6,869 100
CH-8001
UBS Asset Management AG
2024
45 100,000,000 100
UBS AG CH-8001
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2024
. 2022
Michael Kehl
L 2019 12
Francesca Gigli
Prym
2022
Eugene Del Cioppo
2022
Ann-Charlotte
Lawyer
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2023 11 30
2023 11
Roger von Mentlen
2022
Barbara Lambert
2016 25
Daniel J. Crittin
2015 12
Gabriela Huber
2023 11
Christoph Brunner
2023 11
Peter Derendinger
2023 11
Claudia Dill
2023 11
Damian Vogel
2024 404
430,261,393.67
3,234,404,739.20
15,495,368,126.37
2,123,070,878.14
2,840,687,384.08
404 51,864,273,025.71
1,813,268,280.91
291,779,405.56
683,834,147,982.35
27,421,048.73
116,467,951,881.05
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2024 42
10
UBS (Lux) Equity Sicav - Long
Tern Themes (USD) 2016 28 4,986,019,039
Globa! Opportun!t!es Access - 2019 13 1.227.860,234
Sustainable Equities
UBS (Lux) Strategy Fund -
Balanced Sustainable (CHF) 1994 1,183,055,092
lobal ities A -

G oba_ Opportunities Access 2019 13 1,145,444, 225
Sustainable Bonds
UBS (Lux) Strategy Fund -
Yield Sustainable (CHF) 1991 10 1,101,639,661
Global Opportunities Access -
High Yield and EM Bonds 2014 11 907,643,318
UBS (Lux) Strategy Fund -
Yield Sustainable (USD) 1991 10 640,491,831
Global Opportunities Access - 2015 18 638,635,305
Corporate Bonds
UBS (Lux) Strategy Fund -
Balanced Sustainable (USD) 1994 604,178,340

10 Global Opportunities Access - 2015 18 562,469,620

Global Bonds USD
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2024 31

2,267,301,991.10
(79,330,323.63)

341,614,391
(11,952,700)

2,187,971,667.47 329,661,691
59,114,004.46 8,906,707
10,877,990.16 1,638,987
1,547,339.29 233,138
21,757,569.51 3,278,213
992,964.99 149,610
4,726,581.58 712,154
3,522,792.84 530,779
2,290,510,910.30 345,111,279
(2,730,665.60) (411,429)
(5,111,843.98) (770,202)
(1,212,548.94) (182,695)
(1,047,753.40) (157,865)
(19,420.86) (2,926)
(6,375.18) (961)
(1,073,549.44) (161,752)
(10,128,607.96) (1,526,077)
2,280,382,302.34 343,585,201
2024 31 412,775.00 10,862.50
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1,597,971.07 240,766
28,199,750.42 4,248,856
418,434.46 63,046
30,216,155.95 4,552,668
(135,839.77) (20,467)
(6,282,310.24) (946,556)
(111,736.42) (16,835)
(69,982.00) (10,544)
(242,449.13) (36,530)
(6,842,317.56) (1,030,932)
23,373,838.39 3,521,736
(27,365,745.99) (4,123,197)
335,246.86 50,512
(423,830.63) (63,859)
(13,030,180.22) (1,963,257)
(31,490, 449.39) (4,744,666)
1,395,043.16 210,191
3,867,186.84 582,669
(66,712,729.37) (10,051,607)
(43,338,890.98) (6,529,871)
75,687,292.06 11,403,804
18,622.53 2,806
3,989,586.40 601,111
4,674,396.02 704,291
35,655,560.58 5,372,223
(707,485.73) (106,597)
119,317,971.86 17,977,639
75,979,080.88 11,447,768
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2023 2024 31
2,365,959,041.40 356,479,049
76,370,978.47 11,506,815

(237,230, 856.59) (35,743,573)

(24,236,758)

(160,859,878.12)

(695,941.82) (104,858)
23,373,838.39 3,521,736
(66,712,729.37) (10,051,607)
119,317,971.86 17,977,639
75,979,080.88 11,447,768
2,280,382,302.34 343,585,201
2023 2024 31

8,285,203.2070

222,261.4770

(825,730.7020)

7,681,733.9820

239,915.0000

0.0000

(29,960.0000)

209,955.0000

ISIN 2024 31 2023 31 2022 31

2,280,382,302.34 2,365,959,041.40 2,508,527,924.69

LU2421069035
7,681,733.9820 8,285,203.2070 9,189,310.1930
97.75 93.31 94.81
97.75 93.31 94.81

LU2442822453
209,955.0000 239,915.0000 243,805.0000
9,516 9,377 9,989
9,516 9,377 9,989
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14.94 26.05
14.47 13.12
10.89 10.75
7.49 8.09
7.35 7.49
7.21 4.45
6.17 4.39
4.80 3.20
2.07 3.00
1.89 2.47
1.63 2.11
1.52 1.15
1.50 0.92
1.48 0.83
1.35 0.73
1.28 0.70
1.08 0.68
1.05 0.63
1.00 0.60
0.76 0.57
0.72 0.54
0.69 0.46
0.64 0.43
0.61 0.40
0.60 0.37
0.34 0.32
0.22 0.24
0.21 0.21
0.20 0.20
0.19 0.19
0.18 0.18
0.18 0.16
0.15 0.13
0.11 0.08
0.10 0.06
0.10 0.05
0.09 95.95
0.09

0.09

0.08

0.08

0.07

0.07

0.06

0.04

0.04

0.03

0.02

0.02
95.95
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0TC

2024 31

2024 31

1.086250
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0.90 0.55

0.90 0.55
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KID

KID

UCl UCITS

KID
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2024

31

0.01
0.05

0.01
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359,934,720.60 345,420,145.39

9,672,900.25

29,981,375.00 21,940,375.00
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2024 31 2024 31

441,240,240.18 468,791,541.95 21.06 | 78.94 | 0.00

2024 31
2024 31

697,390.77

209,217.23

69,739.08

418,434 .46

2022 30
10
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EUR

EUR ACCOR SA-REG-S 2.37500% 21-29.11.28 200 000.00 205 872.18 0.01
EUR ACEF HOLDING SCA-REG-S 1.25000% 21-26.04.30 1 800 000.00 1 567 128.97 0.07
EUR ACHMEA BV-REG-S 3.62500% 22-29.11.25 400 000.00 435 045.73 0.02
EUR AGENCE FRANCAISE DE DEVELOPPEMENT-REG-S 2.87500% 23-21.01.30 2 000 000.00 2 178 131.12 0.10
EUR AMPRION GMBH-REG-S 3.45000% 22-22.09.27 1 300 000.00 1 423 407.88 0.06
EUR AMPRION GMBH-REG-S 3.97100% 22-22.09.32 300 000.00 336 904.57 0.02
EUR ANDALUCIA, COMMUNIDAD AUTONOMA DE-REG-S 3.95000% 23-30.04.33 3 000 000.00 3 411 481.10 0.15
EUR ARCADIS NV-REG-S 4.87500% 23-28.02.28 900 000.00 1 019 037.20 0.05
EUR AUSTRIA, REPUBLIC OF-REG-S 2.90000% 23-23.05.29 9 400 000.00 10 459 892.30 0.46
EUR BANQUE OUEST AFRICAINE DE DEV-REG-S 2.75000% 21-22.01.33 3 500 000.00 2 889 425.00 0.13
EUR BASQUE GOVERNMENT-REG-S 3.50000% 23-30.04.33 950 000.00 1 057 830.87 0.05
EUR BERTELSMANN SE & CO KGAA-REG-S 3.50000% 22-29.05.29 1 500 000.00 1 640 809.95 0.07
EUR CAPGEMINI SE-REG-S 1.12500% 20-23.06.30 2 000 000.00 1 921 228.65 0.08
EUR CASSA DEPOSITI E PRESTITI SPA-REG-S 1.00000% 20-21.09.28 3 800 000.00 3 697 696.24 0.16
EUR CBRE GLOBAL INVESTORS OPEN-ENDED-REG-S 0.50000% 21-27.01.28 800 000.00 749 974.80 0.03
EUR CBRE GLOBAL INVESTORS OPEN-ENDED-REG-S 0.90000% 21-12.10.29 3 000 000.00 2 687 869.14 0.12
EUR CHILE GOVERNMENT INTERNATIONAL BOND 1.30000% 21-26.07.36 4 550 000.00 3 669 759.84 0.16
EUR CHILE, REPUBLIC OF 0.55500% 21-21.01.29 5 500 000.00 5 182 770.31 0.23
EUR CIE GEN ETABLISSEMENTS MICHELIN-REG-S 0.62500% 20-02.11.40 1 600 000.00 1 155 881.23 0.05
EUR COVIVIO-REG-S 1.12500% 19-17.09.31 3 800 000.00 3 388 346.56 0.15
EUR DIGITAL DUTCH FINCO BV-REG-S 1.00000% 20-15.01.32 600 000.00 515 854.91 0.02
EUR DIGITAL EURO FINCO LLC-REG-S 1.12500% 19-09.04.28 2 000 000.00 1 957 639.75 0.09
EUR E.ON SE-REG-S 3.37500% 24-15.01.31 2 700 000.00 2 950 120.31 0.13
EUR E.ON SE-REG-S 3.75000% 24-15.01.36 1 300 000.00 1 425 263.41 0.06
EUR ELIA TRANSMISSION BELGIUM SA-REG-S 3.75000% 24-16.01.36 1 400 000.00 1 539 248.40 0.07
EUR EQT AB-REG-S 2.37500% 22-06.04.28 2 000 000.00 2 032 656.18 0.09
EUR EQT AB-REG-S 2.87500% 22-06.04.32 2 000 000.00 1 943 112.96 0.09
EUR ESSITY AB-REG-S 0.50000% 20-03.02.30 800 000.00 761 157.10 0.03
EUR FAURECIA-REG-S 2.75000% 21-15.02.27 1 200 000.00 1 233 880.07 0.05
EUR GIVAUDAN FINANCE EUROPE BV-REG-S 1.62500% 20-22.04.32 1 000 000.00 964 855.05 0.04
EUR HUNGARY, REPUBLIC OF-REG-S 4.00000% 24-25.07.29 1 900 000.00 2 046 951.23 0.09
EUR ICADE SANTE SAS-REG-S 1.37500% 20-17.09.30 10 300 000.00 9 364 580.37 0.41
EUR ICADE-REG-S 0.62500% 21-18.01.31 4 100 000.00 3 507 096.08 0.15
EUR INDONESIA, REPUBLIC OF 1.30000% 21-23.03.34 9 200 000.00 7 832 405.63 0.34
EUR KELLOGG CO 0.50000% 21-20.05.29 2 800 000.00 2 628 050.66 0.12
EUR KONINKLIJKE AHOLD DELHAIZE NV-REG-S 3.50000% 23-04.04.28 1 300 000.00 1 431 728.12 0.06
EUR KREDITANSTALT FUER WIEDERAUFBAU-REG-S 2.00000% 22-15.11.29 3 900 000.00 4 118 917.27 0.18
EUR MADRID, COMUNIDAD DE-REG-S 1.72300% 22-30.04.32 4 000 000.00 3 878 972.68 0.17
EUR MADRID, COMUNIDAD DE-REG-S 2.82200% 22-31.10.29 2 000 000.00 2 154 607.29 0.10
EUR MERLIN PROPERTIES SOCIMI SA-REG-S 1.87500% 19-04.12.34 3 800 000.00 3 286 638.37 0.14
EUR MEXICO, UNITED STATES OF 2.25000% 21-12.08.36 10 150 000.00 8 530 932.26 0.37
EUR MEXICO, UNITED STATES OF 4.48990% 24-25.05.32 1 700 000.00 1 872 016.10 0.08
EUR MITSUBISHI UFJ FINANCIAL GRP INC-REG-S 0.84800% 19-19.07.29 800 000.00 771 398.96 0.03
EUR MONDELEZ INTERNATIONAL HOLDINGS N-REG-S 1.25000% 21-09.09.41 600 000.00 453 878.69 0.02
EUR NED WATERSCHAPSBANK NV-REG-S 2.62500% 24-10.01.34 900 000.00 959 865.47 0.04
EUR NEMAK SAB DE CV-REG-S 2.25000% 21-20.07.28 200 000.00 189 192.16 0.01
EUR NETFLIX INC-REG-S 3.87500% 19-15.11.29 3 200 000.00 3 569 316.70 0.16
EUR NEX1 SPA-REG-S 1.62500% 21-30.04.26 160 000.00 163 980.30 0.01
EUR NORDIC INVESTMENT BANK-REG-S 2.50000% 23-30.01.30 2 100 000.00 2 279 067.43 0.10
EUR PERU, REPUBLIC OF 1.95000% 21-17.11.36 4 100 000.00 3 368 053.91 0.15
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EUR POSTNL NV 0.62500% 19-23.09.26 2 800 000.00 2 806 799.61 0.12
EUR PROLOGIS EURO FINANCE LLC 0.37500% 20-06.02.28 800 000.00 774 348.52 0.03
EUR SACHSEN-ANHALT, FEDERAL STATE-REG-S 2.95000% 23-20.06.33 1 900 000.00 2 109 775.58 0.09
EUR SIEMENS ENERGY FINANCE BV-REG-S 4.25000% 23-05.04.29 800 000.00 869 948.95 0.04
EUR TAKEDA PHARMACEUTICAL CO LTD 1.37500% 20-09.07.32 3 800 000.00 3 509 335.56 0.15
EUR TERNA RETE ELETTRICA NAZIONALE-REG-S 0.75000% 20-24.07.32 4 900 000.00 4 323 302.15 0.19
EUR TEVA PHARMACEUTICAL FINANCE 11 BV 7.37500% 23-15.09.29 800 000.00 940 440.49 0.04
EUR THAMES WATER UTILITIES FINANCE-REG-S 0.87500% 22-31.01.28 900 000.00 830 860.64 0.04
EUR TRITAX EUROBOX PLC-REG-S 0.95000% 21-02.06.26 900 000.00 897 754.46 0.04
EUR VF CORP 0.25000% 20-25.02.28 5 400 000.00 5 014 066.56 0.22
EUR VONOVIA SE-REG-S 1.87500% 22-28.06.28 1 900 000.00 1 903 206.46 0.08
EUR VONOVIA SE-REG-S 2.37500% 22-25.03.32 1 900 000.00 1 810 435.28 0.08
EUR WABTEC TRANSPORTATION NETHERLANDS BV 1.25000% 21-03.12.27 3 100 000.00 3 097 183.56 0.14
155 697 389.28 6.83

GBP
GBP BURBERRY GROUP PLC-REG-S 1.12500% 20-21.09.25 2 200 000.00 2 612 460.99 0.11
GBP MARKS & SPENCER FINANCE PLC-REG-S STEP-UP 19-10.07.27 200 000.00 243 814.73 0.01
GBP PEARSON FUNDING PLC-REG-S 3.75000% 20-04.06.30 200 000.00 234 377.96 0.01
GBP UNITED KING OF GREAT BRIT & N IRL-REG-S 3.75000% 23-22.10.53 600 000.00 675 437.88 0.03
GBP WORKSPACE GROUP PLC-REG-S 2.25000% 21-11.03.28 1 200 000.00 1 297 974.61 0.06
5 064 066.17 0.22

usD
usD AES CORP/THE 5.45000% 23-01.06.28 1 600 000.00 1 621 001.51 0.07
usD ALEXANDRIA REAL ESTATE EQUITIES INC 2.00000% 21-18.05.32 9 800 000.00 7 758 885.59 0.34
usb ALEXANDRIA REAL ESTATE EQUITIES INC 2.95000% 22-15.03.34 5 000 000.00 4 145 671.20 0.18
usD ALIBABA GROUP HOLDING LTD 2.70000% 21-09.02.41 1 300 000.00 884 819.00 0.04
usD ALPHABET INC 1.10000% 20-15.08.30 4 100 000.00 3 394 470.69 0.15
usb AMERICAN HOMES 4 RENT LP 5.50000% 24-01.02.34 2 700 000.00 2 727 717.09 0.12
usD AMGEN INC 3.00000% 22-22.02.29 2 500 000.00 2 331 687.03 0.10
usD APTIV PLC 3.25000% 22-01.03.32 2 900 000.00 2 557 459.78 0.11
usb ARCOS DORADOS BV-REG-S 6.12500% 22-27.05.29 1 150 000.00 1 138 500.00 0.05
usD ASTRAZENECA PLC 1.37500% 20-06.08.30 3 400 000.00 2 818 444.25 0.12
usD AVANGRID INC 3.20000% 20-15.04.25 5 000 000.00 4 868 288.55 0.21
usb AVANGRID INC 3.80000% 19-01.06.29 2 800 000.00 2 634 258.01 0.12
usD BNG BANK NV-144A 3.50000% 23-19.05.28 3 400 000.00 3 318 731.57 0.15
usD BOSTON PROPERTIES LP 2.55000% 21-01.04.32 2 700 000.00 2 147 292.83 0.09
usD BOSTON PROPERTIES LP 6.50000% 23-15.01.34 2 100 000.00 2 199 857.22 0.10
usD BRAZIL, FEDERATIVE REPUBLIC OF 6.25000% 23-18.03.31 3 900 000.00 4 005 300.00 0.18
usb BROOKFIELD FINANCE INC 2.72400% 21-15.04.31 1 100 000.00 940 897.53 0.04
usD BROOKFIELD FINANCE I UK PLC 2.34000% 21-30.01.32 1 500 000.00 1 213 400.78 0.05
usD CAISSE D = AMORTISSEMENT DE LA DETTE-144A-1.37500% 21-20.01.31 16 400 000.00 13 606 530.44 0.60
usb CBRE SERVICES INC 2.50000% 21-01.04.31 300 000.00 251 138.14 0.01
usD CELULOSA ARAUCO Y CONSTITUCION SA-REG-S 4.20000% 19-29.01.30 4 700 000.00 4 315 775.00 0.19
usD CHILE, REPUBLIC OF 2.55000% 20-27.01.32 14 300 000.00 12 226 500.00 0.54
usb CHILE, REPUBLIC OF 3.10000% 21-07.05.41 3 950 000.00 2 952 625.00 0.13
usD CHILE, REPUBLIC OF 4.95000% 23-05.01.36 4 600 000.00 4 498 800.00 0.20
usD CIGNA CORP 4.37500% 19-15.10.28 4 100 000.00 4 042 864.12 0.18
usb COCA-COLA FEMSA 1.85000% 20-01.09.32 8 100 000.00 6 399 000.00 0.28
usD COLOMBIA, REPUBLIC OF 8.00000% 23-14.11.35 700 000.00 735 700.00 0.03
usD COLOMBIA, REPUBLIC OF 8.75000% 23-14.11.53 375 000.00 407 812.50 0.02
usb COMCAST CORP 4.65000% 23-15.02.33 900 000.00 898 235.13 0.04
usD CONAGRA BRANDS INC 1.37500% 20-01.11.27 2 600 000.00 2 284 186.66 0.10
usD CONSORCIO TRANSMANTARO-REG-S 4.70000% 19-16.04.34 4 650 000.00 4 352 400.00 0.19
usb COSTA RICA, REPUBLIC OF-REG-S 6.55000% 23-03.04.34 760 000.00 777 480.00 0.03
usD CSX CORP 3.35000% 19-15.09.49 3 800 000.00 2 816 851.69 0.12
usD DEUTSCHE BANK AG/NEW YORK NY 1.68600% 21-19.03.26 3 500 000.00 3 276 952.98 0.14
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usb DEVELOPMENT BANK OF JAPAN-144A 1.75000% 22-18.02.25 4 800 000.00 4 635 984.00 0.20
usD DOMINION ENERGY INC 2.25000% 21-15.08.31 6 200 000.00 5 112 697.88 0.22
usD ECOLAB INC 2.12500% 21-01.02.32 3 800 000.00 3 182 714.55 0.14
usb EQUINIX INC 2.50000% 21-15.05.31 5 100 000.00 4 331 867.02 0.19
usD EUROPEAN INVESTMENT BANK 0.87500% 20-17.05.30 10 700 000.00 8 856 771.24 0.39
usD EXPORT-IMPORT BANK OF KOREA 5.12500% 23-11.01.33 2 450 000.00 2 517 620.00 0.11
usb FINANCE DEP GOVT OF SHARJAH-REG-S 6.50000% 23-23.11.32 4 200 000.00 4 336 500.00 0.19
usD FORD MOTOR CO 3.25000% 21-12.02.32 250 000.00 206 955.62 0.01
usD GENERAL MOTORS CO 5.40000% 22-15.10.29 1 975 000.00 2 006 057.35 0.09
usb GENERAL MOTORS CO 5.60000% 22-15.10.32 5 000 000.00 5 071 086.90 0.22
usD GUATEMALA, REPUBLIC OF-REG-S 5.37500% 20-24.04.32 2 500 000.00 2 397 500.00 0.11
usb HANWHA ENERGY USA HOLDINGS CORP-144A 4.12500% 22-05.07.25 4 000 000.00 3 929 462.40 0.17
usD HANWHA Q CELLS AMERICAS HOLDINGS-144A 5.00000% 23-27.07.28 1 600 000.00 1 604 944.00 0.07
usD HEALTHPEAK OP LLC 2.12500% 21-01.12.28 3 200 000.00 2 821 699.65 0.12
usb HOME DEPOT INC/THE 4.20000% 13-01.04.43 4 100 000.00 3 685 019.61 0.16
usD HOST HOTELS & RESORTS LP 3.50000% 20-15.09.30 1 000 000.00 899 115.74 0.04
usD HOST HOTELS & RESORTS LP 2.90000% 21-15.12.31 3 900 000.00 3 296 250.20 0.15
usb HUMANA INC 4.87500% 20-01.04.30 4 100 000.00 4 093 157.51 0.18
usD INDIA GREEN POWER HOLDINGS-144A 4.00000% 21-22.02.27 250 000.00 231 187.50 0.01
usD INTEL CORP 4.15000% 22-05.08.32 4 000 000.00 3 865 301.36 0.17
usb INTERN BK FOR RECONSTR & DEVELP 3.50000% 23-12.07.28 1 650 000.00 1 615 789.08 0.07
usD INTERNATIONAL BK FOR RECONST& DEVELOP 1.62500% 21-03.11.31 2 000 000.00 1 678 420.46 0.07
usD INTL BK FOR RECONSTR & DEVT WORLD BANK 3.62500% 22-21.09.29 2 800 000.00 2 744 465.22 0.12
usb INVERSIONES CMPC SA-REG-S 4.37500% 17-04.04.27 12 082 000.00 11 610 802.00 0.51
usD JOHNSON CONTROLS INTERNATIONAL PLC 1.75000% 20-15.09.30 10 500 000.00 8 731 895.13 0.38
usD JORDAN, KINGDOM OF-REG-S 7.50000% 23-13.01.29 4 850 000.00 4 746 937.50 0.21
usb JSW HYDRO ENERGY LTD-REG-S 4.12500% 21-18.05.31 1 000 000.00 703 368.75 0.03
usD KB KOOKMIN CRD CO LTD-REG-S 4.00000% 22-09.06.25 1 100 000.00 1 078 363.00 0.05
usD KELLOGG CO 3.40000% 17-15.11.27 1 600 000.00 1 536 261.36 0.07
usb KILROY REALTY LP 2.65000% 21-15.11.33 900 000.00 680 721.59 0.03
usD KIMCO REALITY CORP 2.70000% 20-01.10.30 600 000.00 520 978.55 0.02
usD KOREA EXCHANGE BANK-144A 3.25000% 22-30.03.27 4 800 000.00 4 573 920.00 0.20
usb KOREA HOUSING FINANCE CORP-144A 4.62500% 23-24.02.33 2 000 000.00 1 942 725.00 0.09
usD KOREA WATER RESOURCES CORP-REG-S 3.50000% 22-27.04.25 2 200 000.00 2 157 584.00 0.10
usD KREDITANSTALT FUER WIEDERAUFBAU 1.75000% 19-14.09.29 9 800 000.00 8 706 403.50 0.38
usD LENOVO GROUP LTD-144A 6.53600% 22-27.07.32 3 500 000.00 3 715 845.00 0.16
usD MANULIFE FINANCIAL CORP 3.70300% 22-16.03.32 10 300 000.00 9 545 266.47 0.42
usb MEXICO, UNITED STATES OF 4.87500% 22-19.05.33 2 000 000.00 1 911 000.00 0.08
usD MEXICO, UNITED STATES OF 6.33800% 23-04.05.53 1 490 000.00 1 481 060.00 0.07
usD MICRON TECHNOLOGY INC 2.70300% 21-15.04.32 6 900 000.00 5 791 337.25 0.25
usb MOODY =S CORP 2.55000% 20-18.08.60 150 000.00 85 123.43 0.00
usD NORINCHUKIN BANK/THE-144A 5.43000% 23-09.03.28 3 500 000.00 3 573 616.66 0.16
usD OWENS CORNING 3.95000% 19-15.08.29 800 000.00 763 778.63 0.03
usb PEIDMONT OPERATING PARTNERSHIP LP 3.15000% 20-15.08.30 400 000.00 308 451.62 0.01
usD PEPSICO INC 2.87500% 19-15.10.49 6 850 000.00 4 885 930.73 0.21
usD PERTAMINA GEOTHERMAL ENERGY PT-REG-S 5.15000% 23-27.04.28 2 500 000.00 2 493 750.00 0.11
usb PERUSAHAAN SBSN INDONESIA 111-REG-S 4.70000% 22-06.06.32 6 106 000.00 6 015 081.66 0.26
usD PHILIPPINES, REPUBLIC OF THE 5.50000% 23-17.01.48 1 500 000.00 1 528 290.00 0.07
usD PROCTER & GAMBLE CO 3.55000% 20-25.03.40 3 800 000.00 3 344 601.65 0.15
usb PROLOGIS LP 1.25000% 20-15.10.30 4 800 000.00 3 877 873.05 0.17
usD PROLOGIS LP 2.12500% 20-15.04.27 4 100 000.00 3 795 632.89 0.17
usD PUBLIC SERVICE ELECTRIC AND GAS CO 4.65000% 23-15.03.33 100 000.00 99 249.46 0.00
usb PUBLIC SERVICE ELECTRIC AND GAS CO 5.12500% 23-15.03.53 5 200 000.00 5 247 315.16 0.23
usD RABOBANK NEDERLAND NV-REG-S 1.00400% 20-24.09.26 6 200 000.00 5 778 017.52 0.25
usD RAYONIER LP 2.75000% 21-17.05.31 100 000.00 82 910.67 0.00
usb RENEW WIND ENER AP2 / RENEW POWER-REG-S 4.50000% 21-14.07.28 200 000.00 180 370.00 0.01
usD RENEW WIND ENERGY AP2 / RENEW POWE-144A 4.50000% 21-14.07.28 250 000.00 225 462.50 0.01
usD ROYALTY PHARMA PLC 2.12500% 21-02.09.31 2 900 000.00 2 362 709.73 0.10
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usb SALESFORCE.COM INC 1.50000% 21-15.07.28 6 000 000.00 5 343 922.92 0.23
usD SK BATTERY AMERICA INC-REG-S 2.12500% 21-26.01.26 1 640 000.00 1 520 263.60 0.07
usD SK HYNIX INC-144A 2.37500% 21-19.01.31 1 900 000.00 1 561 040.00 0.07
usb SK HYNIX INC-144A 6.37500% 23-17.01.28 1 700 000.00 1 759 024.00 0.08
usD SOUTHWESTERN ELECTRIC POWER 3.25000% 21-01.11.51 1 000 000.00 676 754.47 0.03
usD STAR ENERGY GEOTHERMAL WAYANG-REG-S 6.75000% 18-24.04.33 1 000 000.00 810 394.60 0.04
usb SUMITOMO MITSUI FIN GP INC 2.47200% 22-14.01.29 3 500 000.00 3 118 227.89 0.14
usD SUZANO AUSTRIA GMBH-REG-S 5.75000% 16-14.07.26 4 750 000.00 4 770 496.25 0.21
usD SUZANO INTERNATIONAL FINANCE B.V. 5.50000% 17-17.01.27 2 883 000.00 2 880 693.60 0.13
usD SYSCO CORP 2.40000% 20-15.02.30 2 100 000.00 1 846 304.31 0.08
usD T-MOBILE USA INC 3.30000% 21-15.02.51 2 150 000.00 1 531 963.00 0.07
usb TELEFONICA EMISIONES SA 4.10300% 17-08.03.27 2 900 000.00 2 840 049.75 0.13
usD TELUS CORP 3.40000% 22-13.05.32 1 400 000.00 1 245 063.52 0.06
usD VERIZON COMMUNICATIONS INC 3.87500% 19-08.02.29 2 500 000.00 2 417 923.77 0.11
usb VERIZON COMMUNICATIONS INC 1.50000% 20-18.09.30 10 300 000.00 8 456 266.21 0.37
usD VERIZON COMMUNICATIONS INC 2.85000% 21-03.09.41 11 250 000.00 8 230 557.94 0.36
usD VISA INC 0.75000% 20-15.08.27 4 900 000.00 4 351 668.44 0.19
usb VMWARE INC 1.80000% 21-15.08.28 1 400 000.00 1 230 273.23 0.05
usD WHIRLPOOL CORP 2.40000% 21-15.05.31 4 000 000.00 3 339 314.24 0.15
usD WISCONSIN POWER AND LIGHT CO 4.95000% 23-01.04.33 4 600 000.00 4 600 572.61 0.20
usb WISCONSIN PUBLIC SERVICE CORP 2.85000% 21-01.12.51 800 000.00 525 171.89 0.02
usD XYLEM INC/NY 1.95000% 20-30.01.28 3 000 000.00 2 715 855.81 0.12
usD XYLEM INC/NY 2.25000% 20-30.01.31 4 300 000.00 3 677 673.00 0.16
371 202 211.09 16.28
531 963 666.54 23.33

EUR
EUR KOREA INTERNATIONAL BOND 0.00000% 22-15.10.26 3 200 000.00 3 185 406.40 0.14
3 185 406.40 0.14
3 185 406.40 0.14

EUR
EUR AIB GROUP PLC-REG-S 5.750%/VAR 22-16.02.29 5 868 000.00 6 843 428.33 0.30
EUR AUSTRALIA & NZ BANKING GRP-REG-S-SUB 1.125%/VAR 19-21.11.29 2 000 000.00 2 113 116.88 0.09
EUR CNP ASSURANCES-REG-S-SUB 2.000%/VAR 19-27.07.50 500 000.00 471 541.13 0.02
EUR EDP-ENERGIAS DE PORTUGAL SA-REG-S-SUB 4.496%/VAR 19-30.04.79 4 500 000.00 4 877 234.26 0.21
EUR EDP-ENERGIAS DE PORTUGAL SA-REG-S-SUB 1.700%/VAR 20-20.07.80 5 400 000.00 5 601 720.86 0.25
EUR ENBW ENERGIE BADEN-WUERTTEM-REG-S-SUB 5.250%/VAR 24-23.01.84 800 000.00 882 591.16 0.04
EUR ING GROEP NV-REG-S 2.125%/VAR 22-23.05.26 600 000.00 637 698.27 0.03
EUR ING GROEP NV-REG-S-SUB 4.125%/VAR 22-24.08.33 1 000 000.00 1 076 578.03 0.05
EUR KONINKLIJKE KPN-REG-S-SUB 6.000%/VAR 22-PRP 986 000.00 1 126 636.03 0.05
EUR LA BANQUE POSTALE SA-REG-S-SUB 5.500%/VAR 22-05.03.34 1 900 000.00 2 155 717.44 0.09
EUR MUENCHENR RUECKVR AG-REG-S-SUB 1.250%VAR 20-26.05.41 500 000.00 449 544 .56 0.02
EUR NATWEST GROUP PLC-REG-S 0.750%/VAR 19-15.11.25 5 500 000.00 5 824 382.34 0.26
EUR ORSTED A/S-REG-S-SUB 1.750%/VAR 19-09.12.3019 4 500 000.00 4 374 871.87 0.19
EUR ORSTED A/S-REG-S-SUB 1.500%/VAR 21-18.02.3021 1 100 000.00 937 976.88 0.04
EUR RAIFFEISEN BANK INTL AG-REG-S-SUB 1.375%/VAR 21-17.06.33 900 000.00 812 744.64 0.04
EUR RED ELECTRICA CORP SA-REG-S-SUB 4.625%/VAR 23-PRP 3 600 000.00 3 988 710.00 0.17
EUR STANDARD CHARTERED PLC-REG-S 0.800%/VAR 21-17.11.29 1 500 000.00 1 427 006.63 0.06
EUR TELEFONICA EUROPE BV-REG-S-SUB 2.502%/VAR 20-PRP 6 500 000.00 6 575 207.03 0.29
EUR TELEFONICA EUROPE BV-REG-S-SUB 2.376%/VAR 21-PRP 1 600 000.00 1 522 922.50 0.07
EUR TELEFONICA EUROPE BV-REG-S-SUB 7.125%/VAR 22-PRP 200 000.00 235 446.86 0.01
EUR TELIA CO AB-REG-S-SUB 1.375%/VAR 20-11.05.81 5 800 000.00 5 890 733.75 0.26
EUR TELIA CO AB-REG-S-SUB 2.750%/VAR 22-30.06.83 1 500 000.00 1 513 282.03 0.07
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EUR TENNET HOLDING BV-REG-S-SUB 2.374%/VAR 20-PRP 6 600 000.00 6 924 721.22 0.30
EUR TERNA - RETE ELETTRICA NAZIONALE-REG-S-SUB 2.375%/VAR PRP 1 000 000.00 993 658.05 0.04
EUR UNIBAIL-RODAMCO-WESTFIELD-REG-S-SUB 7.250%/VAR 23-PRP 4 700 000.00 5 252 154.53 0.23
72 509 625.28 3.18

GBP
GBP NATWEST GROUP PLC-REG-S 2.057%/VAR 21-09.11.28 2 200 000.00 2 503 018.95 0.11
2 503 018.95 0.11

usD
usb ABN AMRO BANK NV-REG-S 2.470%/VAR 21-13.12.29 6 000 000.00 5 279 528.06 0.23
usD CITIGROUP INC 2.014%/VAR 22-25.01.26 7 000 000.00 6 756 380.54 0.30
usb GOLDMAN SACHS GROUP INC 4.387%/VAR 22-15.06.27 2 100 000.00 2 075 325.72 0.09
usD ING GROEP NV-REG-S 1.400%/VAR 20-01.07.26 6 200 000.00 5 870 351.52 0.26
usD JPMORGAN CHASE & CO 6.070%/VAR 23-22.10.27 6 000 000.00 6 180 473.04 0.27
usD MIZUHO FINANCIAL GROUP INC 3.261%/VAR 22-22.05.30 2 900 000.00 2 634 260.98 0.11
usD STANDARD CHARTERED PLC-144A 1.214%/VAR 21-23.03.25 3 000 000.00 2 976 690.00 0.13
usb STANDARD CHARTERED PLC-REG-S 1.214%/VAR 21-23.03.25 7 900 000.00 7 838 617.00 0.34
uSD SWISS RE FINANCE LUXEMBOURG-144A-SUB 5.000%/VAR 19-02.04.49 4 200 000.00 4 053 000.00 0.18
43 664 626.86 1.91
118 677 271.09 5.20

EUR
EUR A2A SPA-REG-S 1.00000% 19-16.07.29 7 400 000.00 7 083 273.74 0.31
EUR A2A SPA-REG-S 1.00000% 21-02.11.33 4 100 000.00 3 410 897.78 0.15
EUR A2A SPA-REG-S 2.50000% 22-15.06.26 2 818 000.00 2 997 872.37 0.13
EUR AB IGNITIS GRUPE-REG-S 1.87500% 18-10.07.28 1 500 000.00 1 491 448.41 0.07
EUR ABB FINANCE BV-REG-S 0.62500% 22-31.03.24 2 400 000.00 2 592 739.71 0.11
EUR ABN AMRO BANK NV-REG-S 4.25000% 22-21.02.30 1 000 000.00 1 127 201.62 0.05
EUR ABN AMRO BANK NV-REG-S 4.00000% 23-16.01.28 800 000.00 887 422.80 0.04
EUR ACCIONA ENERGIA FINANCIA FILIALES-REG-S 3.75000% 23-25.04.30 1 700 000.00 1 831 593.47 0.08
EUR ACCIONA ENERGIA FINANCIA FILIALES-REG-S 5.12500% 23-23.04.31 1 400 000.00 1 612 277.86 0.07
EUR ACEA SPA-REG-S 0.25000% 21-28.07.30 5 800 000.00 5 176 713.82 0.23
EUR ACEA SPA-REG-S 3.87500% 23-24.01.31 1 600 000.00 1 769 718.50 0.08
EUR ACTION LOGEMENT SERVICES-REG-S 0.50000% 19-30.10.34 3 000 000.00 2 480 710.41 0.11
EUR ACTION LOGEMENT SERVICES-REG-S 1.37500% 22-13.04.32 1 500 000.00 1 440 462.00 0.06
EUR ACTION LOGEMENT SERVICES-REG-S 3.12500% 22-28.09.37 1 400 000.00 1 473 022.78 0.06
EUR ACTION LOGEMENT SERVICES-REG-S 3.62500% 23-25.05.43 800 000.00 872 912.41 0.04
EUR ACTION LOGEMENT SERVICES-REG-S 4.12500% 23-03.10.38 1 000 000.00 1 165 848.22 0.05
EUR ADIF - ALTA VELOCIDAD-REG-S 0.55000% 21-31.10.31 4 000 000.00 3 524 829.11 0.15
EUR ADIF ALTA VELOCIDAD-REG-S 0.55000% 20-30.04.30 3 100 000.00 2 864 902.04 0.13
EUR ADIF ALTA VELOCIDAD-REG-S 3.50000% 22-30.07.29 2 500 000.00 2 757 096.13 0.12
EUR AGENCE FRANCAISE DE DEVELOPPEMENT-REG-S 0.01000% 21-25.11.28 4 100 000.00 3 897 999.65 0.17
EUR AIR LIQUIDE FINANCE-REG-S 0.37500% 21-27.05.31 1 000 000.00 909 208.63 0.04
EUR AKZO NOBEL NV-REG-S 1.50000% 22-28.03.28 1 100 000.00 1 117 719.53 0.05
EUR AKZO NOBEL NV-REG-S 2.00000% 22-28.03.32 1 100 000.00 1 065 204.77 0.05
EUR ALLIANDER NV-REG-S 0.87500% 19-24.06.32 3 300 000.00 3 028 857.57 0.13
EUR ALLIANDER NV-REG-S 2.62500% 22-09.09.27 950 000.00 1 022 691.34 0.04
EUR AMPRION GMBH-REG-S 3.87500% 23-07.09.28 3 200 000.00 3 560 112.24 0.16
EUR AMPRION GMBH-REG-S 4.12500% 23-07.09.34 1 300 000.00 1 472 289.99 0.06
EUR ANDORRA INTERNATIONAL BOND-REG-S 1.25000% 21-06.05.31 2 000 000.00 1 852 286.53 0.08
EUR ASIAN DEVELOPMENT BANK 2.55000% 24-10.01.31 4 400 000.00 4 753 595.11 0.21
EUR ASSICURAZIONI GENERALI SPA-REG-S-SUB 2.12400% 19-01.10.30 3 100 000.00 2 963 929.81 0.13
EUR ASSICURAZIONI GENERALI SPA-REG-S-SUB 2.42900% 20-14.07.31 8 500 000.00 8 022 754.64 0.35
EUR ASSICURAZIONI GENERALI SPA-REG-S-SUB 5.39900% 23-20.04.33 1 913 000.00 2 196 799.44 0.10
EUR ASSICURAZIONI GENERALI SPA-REG-S 3.21200% 24-15.01.29 5 000 000.00 5 422 722.94 0.24

32/47



EDINETOOOO
OO000O0000o00O0oOodn(Es2029)

oOoooooooooood
2024 31
EUR AUTOLIV INC-REG-S 4.25000% 23-15.03.28 1 250 000.00 1 386 668.75 0.06
EUR BANCA INTESA SPA-REG-S 0.75000% 21-16.03.28 2 000 000.00 1 963 501.16 0.09
EUR BANCO BILBAO VIZCAYA ARGENT-REG-S 1.37500% 18-14.05.25 1 000 000.00 1 054 353.34 0.05
EUR BANCO BILBAO VIZCAYA ARGENTARIA-REG-S 1.00000% 19-21.06.26 2 300 000.00 2 367 135.36 0.10
EUR BANCO BILBAO VIZCAYA ARGENTARIA-REG-S 0.75000% 20-04.06.25 5 800 000.00 6 074 789.25 0.27
EUR BANCO SANTANDER SA-REG-S 1.12500% 20-23.06.27 7 700 000.00 7 804 146.82 0.34
EUR BANK OF AMERICA CORP-REG-S 4.13400% 23-12.06.28 1 200 000.00 1 343 071.65 0.06
EUR BANQUE FEDERATIVE CREDIT MUTUEL-REG-S 4.12500% 23-18.09.30 2 200 000.00 2 499 357.31 0.11
EUR BANQUE FEDERATIVE DU CREDIT-REG-S 0.10000% 20-08.10.27 4 100 000.00 3 996 193.18 0.18
EUR BANQUE FEDERATIVE DU CREDIT-REG-S 0.25000% 21-29.06.28 3 000 000.00 2 863 528.80 0.13
EUR BANQUE FEDERATIVE DU CR MUTUEL-REG-S 4.00000% 22-21.11.29 1 600 000.00 1 798 159.13 0.08
EUR BELFIUS BANK SA-REG-S 0.37500% 21-08.06.27 1 300 000.00 1 274 620.74 0.06
EUR BERLIN HYP AG-REG-S 1.50000% 18-18.04.28 500 000.00 501 537.92 0.02
EUR BERLIN HYP AG-REG-S 1.12500% 17-25.10.27 2 000 000.00 1 980 924.79 0.09
EUR BNG BANK NV-REG-S 0.12500% 21-19.04.33 4 300 000.00 3 664 880.62 0.16
EUR BNG BANK NV-REG-S 0.25000% 21-22.11.36 3 200 000.00 2 472 965.44 0.11
EUR BNG BANK NV-REG-S 0.25000% 22-12.01.32 2 000 000.00 1 787 989.24 0.08
EUR BNG BANK NV-REG-S 3.00000% 23-11.01.33 8 400 000.00 9 249 323.16 0.41
EUR BNP PARIBAS-REG-S 1.00000% 18-17.04.24 700 000.00 755 637.86 0.03
EUR BPIFRANCE FINANCEMENT SA-REG-S 2.12500% 22-29.11.27 6 900 000.00 7 330 981.75 0.32
EUR BPIFRANCE FINANCEMENT SA-REG-S 3.12500% 23-25.05.33 2 300 000.00 2 554 123.74 0.11
EUR CADENT FINANCE PLC-REG-S 4.25000% 23-05.07.29 400 000.00 450 476.57 0.02
EUR CAISSE D = AMORTIS DE LA DETTE SOC-REG-S 2.75000% 22-25.11.32 8 000 000.00 8 687 393.00 0.38
EUR CAISSE D = AMORTIS DE LA DETTE SOC-REG-S 3.12500% 23-01.03.30 3 000 000.00 3 347 394.52 0.15
EUR CAISSE D = AMORTIS DE LA DETE SOCAL-REG-S 3.00000% 23-25.11.31 3 200 000.00 3 543 524.77 0.16
EUR CAISSE D = AMORTISEMENT DE LA DETTE-REG-S 3.00000% 23-25.05.28 2 200 000.00 2 425 926.04 0.11
EUR CAISSE D = AMORTISSEMENT DE LA DE-REG-S 2.87500% 22-25.05.27 1 600 000.00 1 749 832.31 0.08
EUR CAISSE D = AMTISEMT DE LA DTE SCIL-REG-S 1.75000% 22-25.11.27 3 000 000.00 3 156 366.59 0.14
EUR CAISSE DES DEPOTS ET CONSIGNAIONS-REG-S 3.00000% 22-25.11.27 1 000 000.00 1 096 683.54 0.05
EUR CAISSE DES DEPOTS ET-REG-S 3.37500% 23-25.11.30 3 000 000.00 3 390 012.45 0.15
EUR CAISSE FRANCAISE DE FINANCEMENT-REG-S 3.62500% 23-17.01.29 1 200 000.00 1 350 074.06 0.06
EUR CAIXABANK SA-REG-S 3.75000% 22-07.09.29 1 500 000.00 1 664 888.85 0.07
EUR CASSA DEPOSITI E PRESTITI SPA-REG-S 1.00000% 20-11.02.30 9 500 000.00 8 872 289.05 0.39
EUR CASSA DEPOSITI E PRESTITI SPA-REG-S 2.00000% 20-20.04.27 2 800 000.00 2 928 161.55 0.13
EUR CASSA DI RISPARMINO DI PARMA-REG-S 3.50000% 24-15.07.33 1 000 000.00 1 098 192.23 0.05
EUR CASTELLUM AB-REG-S 0.75000% 19-04.09.26 1 500 000.00 1 480 166.61 0.06
EUR COMMUNAUTE FRANCAISE DE BELGIQUE-REG-S 1.62500% 22-03.05.32 3 000 000.00 2 942 488.31 0.13
EUR COOPERATIEVE RABOBANK UA-REG-S 3.29600% 23-22.11.28 4 200 000.00 4 683 240.87 0.21
EUR COUNCIL OF EUROPE DEV BANK-REG-S 2.87500% 23-13.04.30 2 000 000.00 2 208 845.92 0.10
EUR COVESTRO AG-REG-S 4.75000% 22-15.11.28 900 000.00 1 030 710.04 0.05
EUR CP1 PROPERTY GROUP SA-REG-S 1.62500% 19-23.04.27 2 400 000.00 2 102 024.10 0.09
EUR CREDIT AGRICOLE SA 0.12500% 20-09.12.27 7 200 000.00 6 936 992.36 0.30
EUR CREDIT AGRICOLE SA-REG-S 4.37500% 23-27.11.33 1 100 000.00 1 252 582.68 0.05
EUR CREDIT MUTUEL ARKEA SA-REG-S 0.37500% 19-03.10.28 2 800 000.00 2 655 576.23 0.12
EUR CREDIT MUTUEL ARKEA SAC-REG-S 0.87500% 21-11.03.33 1 900 000.00 1 626 176.64 0.07
EUR CREDIT MUTUEL ARKEA SA-REG-S 4.25000% 22-01.12.32 1 800 000.00 2 046 560.17 0.09
EUR CTP BV-REG-S 0.50000% 21-21.06.25 1 900 000.00 1 962 823.55 0.09
EUR CTP BV-REG-S 0.75000% 21-18.02.27 4 500 000.00 4 431 222.18 0.19
EUR CTP NV-REG-S 0.87500% 22-20.01.26 1 600 000.00 1 629 566.18 0.07
EUR CTP NV-REG-S 4.75000% 24-05.02.30 1 100 000.00 1 203 545.06 0.05
EUR DAIMLER AG-REG-S 0.75000% 20-10.09.30 2 000 000.00 1 892 069.36 0.08
EUR DAIMLER AG-REG-S 0.75000% 21-11.03.33 5 400 000.00 4 801 409.65 0.21
EUR DEUTSCHE BAHN FINANCE GMBH-REG-S 3.62500% 23-18.12.37 1 000 000.00 1 124 703.24 0.05
EUR DEUTSCHE WOHNEN AG-REG-S 0.50000% 21-07.04.31 1 000 000.00 869 477.95 0.04
EUR DEUTSCHE WOHNEN SE-REG-S 1.30000% 21-07.04.41 1 100 000.00 762 490.36 0.03
EUR DEVELOPMENT BANK OF JAPAN INC-REG-S 0.01000% 21-09.09.25 3 060 000.00 3 162 927.37 0.14
EUR DEVELOPMENT BANK OF JAPAN-REG-S 3.50000% 23-13.09.27 1 200 000.00 1 332 716.09 0.06
EUR DS SMITH PLC-REG-S 4.37500% 23-27.07.27 2 750 000.00 3 058 151.12 0.13
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EUR DS SMITH PLC-REG-S 4.50000% 23-27.07.30 1 450 000.00 1 625 398.35 0.07
EUR E.ON AG ECP-REG-S 0.60000% 21-01.10.32 5 400 000.00 4 714 772.54 0.21
EUR E.ON SE-REG-S 0.35000% 19-28.02.30 2 700 000.00 2 479 493.59 0.11
EUR E.ON SE-REG-S 0.87500% 20-20.08.31 2 900 000.00 2 664 533.24 0.12
EUR E.ON SE-REG-S 1.62500% 22-29.03.31 3 988 000.00 3 901 558.28 0.17
EUR E.ON SE-REG-S 3.75000% 23-01.03.29 2 700 000.00 3 030 686.38 0.13
EUR E.ON SE-REG-S 3.87500% 23-12.01.35 1 800 000.00 2 009 332.21 0.09
EUR EAST JAPAN RAILWAY CO-REG-S 4.11000% 23-22.02.43 3 833 000.00 4 395 532.10 0.19
EUR EAST JAPAN RAILWAY CO-REG-S 3.97600% 23-05.09.32 2 250 000.00 2 584 079.33 0.11
EUR EAST JAPAN RAILWAY CO-REG-S 4.38900% 23-05.09.43 3 422 000.00 4 013 610.59 0.18
EUR EDP - ENERGIAS DE PORTUGAL SA-REG-S 3.87500% 23-26.06.28 1 200 000.00 1 334 614.55 0.06
EUR EDP FINANCE BV-REG-S 1.87500% 22-21.09.29 2 400 000.00 2 421 579.74 0.11
EUR EDP SERVICIOS FINANCIEROS ESPANA-REG-S 4.37500% 23-04.04.32 2 885 000.00 3 337 241.97 0.15
EUR EDP SERVICIOS FINANCIEROS ESPANA-REG-S 3.50000% 24-16.07.30 1 450 000.00 1 583 174.07 0.07
EUR ELECTRICITE DE FRANCE SA-REG-S 4.75000% 22-12.10.34 4 200 000.00 4 885 768.27 0.21
EUR ELECTRICITE DE FRANCE SA-REG-S 3.75000% 23-05.06.27 1 000 000.00 1 101 242.43 0.05
EUR ENBW INTERNATIONAL FINANCE BV-REG-S 4.04900% 22-22.11.29 1 900 000.00 2 155 473.90 0.09
EUR ENBW INTERNATIONAL FINANCE BV-REG-S 4.30000% 23-23.05.34 1 000 000.00 1 144 690.25 0.05
EUR ENEXIS HOLDING NV-REG-S 0.62500% 20-17.06.32 3 000 000.00 2 674 788.52 0.12
EUR ENEXIS HOLDING NV-REG-S 0.37500% 21-14.04.33 2 500 000.00 2 132 906.19 0.09
EUR ENEXIS HOLDING NV-REG-S 3.62500% 23-12.06.34 1 400 000.00 1 586 589.35 0.07
EUR ENGIE SA-REG-S 3.87500% 23-06.12.33 2 500 000.00 2 789 625.78 0.12
EUR ENGIE SA-REG-S 4.50000% 23-06.09.42 4 000 000.00 4 606 881.84 0.20
EUR ERG SPA-REG-S 0.50000% 20-11.09.27 3 100 000.00 3 033 984.67 0.13
EUR ERG SPA-REG-S 1.87500% 19-11.04.25 1 300 000.00 1 383 100.17 0.06
EUR ERSTE GROUP BANK AG-REG-S 0.12500% 21-17.05.28 2 800 000.00 2 670 801.98 0.12
EUR ESB FINANCE DAC-REG-S 1.12500% 19-11.06.30 3 600 000.00 3 448 185.05 0.15
EUR ESB FINANCE DAC-REG-S 4.25000% 23-03.03.36 1 900 000.00 2 192 454 .42 0.10
EUR ESSITY CAPITAL BV-REG-S 3.00000% 22-21.09.26 550 000.00 594 044.05 0.03
EUR EUROFIMA EURO RAILROADMAT FIN CO-REG-S 0.15000% 19-10.10.34 2 400 000.00 1 970 568.73 0.09
EUR EUROFIMA-REG-S 0.01000% 21-23.06.28 1 300 000.00 1 258 135.59 0.06
EUR EUROGRID GMBH-REG-S 3.27900% 22-05.09.31 1 900 000.00 2 044 912.13 0.09
EUR EUROGRID GMBH-REG-S 3.59800% 24-01.02.29 400 000.00 440 556.93 0.02
EUR EUROPEAN COMMUNITY-REG-S 2.62500% 22-04.02.48 4 000 000.00 3 949 370.37 0.17
EUR EUROPEAN UNION-REG-S-2.75000% 22-04.12.37 2 550 000.00 2 694 373.61 0.12
EUR EUROPEAN UNION-REG-S 1.12500% 22-04.06.37 1 050 000.00 910 189.40 0.04
EUR EUROPEAN UNION-REG-S 0.20000% 21-04.06.36 3 000 000.00 2 354 446.87 0.10
EUR FERROVIE DELLO STATO-REG-S 0.37500% 21-25.03.28 6 000 000.00 5 788 739.23 0.25
EUR FERROVIE DELLO STATO ITALI S.P.A-REG-S 4.12500% 23-23.05.29 2 000 000.00 2 233 860.10 0.10
EUR FERROVIE DELLO STATO ITALIANE SPA-REG-S 4.50000% 23-23.05.33 5 808 000.00 6 632 197.46 0.29
EUR FLEMISH COMMUNITY-REG-S 1.50000% 19-11.04.44 2 600 000.00 2 033 279.24 0.09
EUR FLEMSH COMMUNITY-REG-S 0.87500% 21-21.03.46 600 000.00 393 686.98 0.02
EUR FLEMSH COMMUNITY-REG-S 3.25000% 22-12.01.43 1 400 000.00 1 481 958.71 0.06
EUR FLUVIUS SYSTEM OPERATOR CVBA-REG-S 0.25000% 20-02.12.30 2 000 000.00 1 789 953.18 0.08
EUR GLOBALWORTH REAL ESTATE INVEST-REG-S 2.95000% 20-29.07.26 1 000 000.00 928 895.82 0.04
EUR H LUNDBECK A/S-REG-S 0.87500% 20-14.10.27 2 000 000.00 1 964 596.10 0.09
EUR HYPO NOE LANDESBANK FUER NIED AG-REG-S 4.00000% 23-01.02.27 2 000 000.00 2 191 965.60 0.10
EUR IBERDROLA FINANZAS SA-REG-S 1.37500% 22-11.03.32 2 000 000.00 1 913 364.20 0.08
EUR IBERDROLA FINANZAS SA-REG-S 3.62500% 23-13.07.33 3 300 000.00 3 668 548.24 0.16
EUR ILE DE FRANCE-REG-S 0.50000% 16-14.06.25 1 700 000.00 1 778 702.44 0.08
EUR ILE DE FRANCE-REG-S 3.20000% 24-25.05.34 2 000 000.00 2 198 470.06 0.10
EUR ILE-DE-FRANCE MOBILITES-REG-S 0.95000% 21-28.05.41 1 500 000.00 1 106 710.60 0.05
EUR ILE-DE-FRANCE MOBILITES-REG-S 3.05000% 23-03.02.33 6 300 000.00 6 898 464.17 0.30
EUR ILE-DE-FRANCE MOBILITES-REG-S 3.70000% 23-14.06.38 2 300 000.00 2 596 885.93 0.11
EUR IMERYS SA-REG-S 1.87500% 16-31.03.28 3 000 000.00 3 033 563.86 0.13
EUR INFORMA PLC-REG-S 2.12500% 20-06.10.25 400 000.00 423 213.43 0.02
EUR ING GROEP NV-REG-S 2.50000% 18-15.11.30 1 300 000.00 1 342 959.12 0.06
EUR INMOBILIARIA COLONIAL SA-REG-S 1.35000% 20-14.10.28 6 500 000.00 6 498 203.85 0.28
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EUR INSTITUTO DE CREDITO OFICIAL-REG-S 2.65000% 22-31.01.28 5 000 000.00 5 390 624.24 0.24
EUR INSTITUTO DE CREDITO OFICIAL-REG-S 3.05000% 23-31.10.27 2 250 000.00 2 469 187.46 0.11
EUR INTERNATIONAL BANK FOR RECONS & DEV 2.90000% 23-19.01.33 4 400 000.00 4 854 222.71 0.21
EUR INTERNATIONAL BK FOR RECONST & DEV 0.10000% 20-17.09.35 5 700 000.00 4 530 523.45 0.20
EUR INTERNATIONAL DEVELOP ASSOCIATION-REG-S 1.75000% 22-05.05.37 5 000 000.00 4 718 235.50 0.21
EUR INTERNATIONAL DEVELOPMENT ASSOC-REG-S 2.50000% 22-15.01.38 2 000 000.00 2 046 257.05 0.09
EUR INTERNATIONAL DEVELOPMENT ASSOCIA-REG-S 3.20000% 24-18.01.44 600 000.00 650 914.46 0.03
EUR INTESA SANPAOLO SPA-REG-S 4.75000% 22-06.09.27 4 793 000.00 5 389 650.98 0.24
EUR INTESA SANPAOLO SPA-REG-S 5.62500% 23-08.03.33 3 752 000.00 4 439 146.27 0.19
EUR INTESA SANPAOLO SPA-REG-S 4.87500% 23-19.05.30 1 300 000.00 1 498 185.55 0.07
EUR INTL BK FOR RECONSTR & DEVT WORLD BANK 3.45000% 23-13.09.38 4 200 000.00 4 781 456.98 0.21
EUR IREN SPA-REG-S 1.50000% 17-24.10.27 5 800 000.00 5 950 258.51 0.26
EUR JAPAN FINANCE ORG FOR MUNI-REG-S 0.01000% 21-02.02.28 800 000.00 775 871.91 0.03
EUR JAPAN FINANCE ORG FOR MUNI-REG-S 2.87500% 24-23.01.29 800 000.00 868 086.06 0.04
EUR JUNTA DE CASTILLA Y LEON-REG-S 3.50000% 23-30.04.33 600 000.00 658 622.05 0.03
EUR KBC GROUP NV-REG-S 3.00000% 22-25.08.30 1 800 000.00 1 899 928.16 0.08
EUR KOJAMO OYJ-REG-S 2.00000% 22-31.03.26 1 000 000.00 1 025 830.61 0.04
EUR KOMMUNINVEST 1 SVERIGE AB-REG-S 0.87500% 22-01.09.29 2 100 000.00 2 087 767.72 0.09
EUR KOMMUNINVEST 1 SVERIGE AB-REG-S 3.37500% 23-15.03.27 500 000.00 556 301.22 0.02
EUR KOMMUNINVEST 1 SVERIGE AB-REG-S 3.12500% 23-08.12.27 1 400 000.00 1 554 364.65 0.07
EUR KREDITANSTALT FUER WIEDER-REG-S 2.75000% 23-15.05.30 3 250 000.00 3 578 593.05 0.16
EUR LA BANQUE POSTALE SA-REG-S 4.37500% 23-17.01.30 1 800 000.00 2 015 635.94 0.09
EUR LA BANQUE POSTALE SA-REG-S 4.00000% 23-03.05.28 900 000.00 1 003 539.89 0.04
EUR LA BANQUE POSTALE-REG-S 1.37500% 19-24.04.29 6 500 000.00 6 372 383.52 0.28
EUR LA BANQUE POSTALE-REG-S 0.75000% 21-23.06.31 8 000 000.00 7 121 628.80 0.31
EUR LA POSTE SA-REG-S 1.45000% 18-30.11.28 4 100 000.00 4 129 445.64 0.18
EUR LA POSTE SA-REG-S 2.62500% 22-14.09.28 2 000 000.00 2 138 248.36 0.09
EUR LA POSTE SA-REG-S 3.12500% 22-14.03.33 1 000 000.00 1 071 576.93 0.05
EUR LANDESBANK BADEN-WUERTTEMBERG REG S-0.37500% 21-21.02.31 2 800 000.00 2 401 994.21 0.11
EUR LANDESBANK BADEN-WUERTTEMBERG-REG-S 0.25000% 21-21.07.28 3 000 000.00 2 791 705.95 0.12
EUR LANDESBANK HESSEN-THUER GIRO-REG-S 2.62500% 22-24.08.27 2 100 000.00 2 219 876.80 0.10
EUR LANDESBANK HESSEN-THUERINGEN GIRO-REG-S 4.00000% 23-04.02.30 1 400 000.00 1 560 335.12 0.07
EUR LANDWIRTSCHAFTLICHE RENTENBANK-REG-S 3.25000% 23-26.09.33 1 700 000.00 1 936 858.48 0.08
EUR LEASEPLAN CORP NV-REG-S 0.25000% 21-23.02.26 7 700 000.00 7 799 546.56 0.34
EUR LEASEPLAN CORP NV-REG-S 0.25000% 21-07.09.26 6 200 000.00 6 186 931.98 0.27
EUR LOGICOR FINANCING SARL-REG-S 2.00000% 22-17.01.34 1 000 000.00 842 914.80 0.04
EUR MEDIOBANCA BANCA DI CREDITO FINAN-REG-S 1.00000% 20-08.09.27 6 900 000.00 6 896 609.28 0.30
EUR MERCEDES-BENZ INTERNATIONAL FIN-REG-S 3.50000% 23-30.05.26 7 141 000.00 7 847 108.62 0.34
EUR MERCEDES-BENZ INTERNATIONAL FIN-REG-S 3.70000% 23-30.05.31 1 900 000.00 2 147 408.28 0.09
EUR MERCK FINANCIAL SERVICES GMBH-REG-S 1.87500% 22-15.06.26 1 600 000.00 1 695 133.97 0.07
EUR MOTABILITY OPERATIONS GROUP PLC-REG-S 0.12500% 21-20.07.28 1 700 000.00 1 618 197.49 0.07
EUR MOTABILITY OPERATIONS GROUP PLC-REG-S 3.50000% 23-17.07.31 8 054 000.00 8 864 909.66 0.39
EUR MOTABILITY OPERATIONS GROUP PLC-REG-S 3.62500% 24-24.07.29 3 186 000.00 3 520 062.02 0.15
EUR MOTABILITY OPERATIONS GROUP PLC-REG-S 3.87500% 24-24.01.34 1 950 000.00 2 157 412.09 0.09
EUR MUNICIPALITY FINANCE PLC-REG-S 0.05000% 20-10.09.35 4 300 000.00 3 385 973.34 0.15
EUR NATIONAL GRID PLC-REG-S 3.87500% 23-16.01.29 1 000 000.00 1 107 464.45 0.05
EUR NATIONAL GRID TRANSCO PLC-REG-S 0.25000% 21-01.09.28 1 700 000.00 1 606 822.28 0.07
EUR NATIONALE-NEDERLANDEN ~BANK-REG-S 1.87500% 22-17.05.32 300 000.00 301 019.86 0.01
EUR NATIONALE-NEDERLANDEN BANK NV-REG-S 3.25000% 23-28.05.27 1 000 000.00 1 099 862.88 0.05
EUR NATIONALE-NEDERLANDEN BANK NV/THE 0.50000% 21-21.09.28 2 600 000.00 2 489 480.36 0.11
EUR NE PROPERTY BV-REG-S 2.00000% 22-20.01.30 2 800 000.00 2 539 652.49 0.11
EUR NEDERLANDSE WATERSCHAPSBANK NV-REG-S 1.25000% 17-07.06.32 1 000 000.00 965 576.31 0.04
EUR NEDERLANDSE WATERSCHAPSBANK NV-REG-S 2.75000% 22-09.11.27 1 550 000.00 1 691 654.20 0.07
EUR NEDERLANDSE WATERSCHAPSBANK NV-REG-S 2.75000% 23-17.12.29 3 000 000.00 3 275 845.40 0.14
EUR NESTE OYJ-REG-S 3.87500% 23-16.03.29 1 000 000.00 1 112 665.43 0.05
EUR NESTE OYJ-REG-S 3.87500% 23-21.05.31 1 000 000.00 1 119 406.69 0.05
EUR NESTE OYJ-REG-S 4.25000% 23-16.03.33 1 700 000.00 1 956 587.82 0.09
EUR NOKIA OYJ-REG-S 4.37500% 23-21.08.31 1 300 000.00 1 424 407.66 0.06
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EUR NORDEA BANK ABP-REG-S 0.50000% 21-19.03.31 1 300 000.00 1172 651.19 0.05
EUR NORDEA BANK ABP-REG-S 1.12500% 22-16.02.27 2 400 000.00 2 442 550.44 0.11
EUR NRW BANK 0.10000% 20-09.07.35 5 100 000.00 4 044 563.03 0.18
EUR OESTERREICHISCHE KONTROLLBANK AG-REG-S 3.12500% 23-15.11.28 2 000 000.00 2 223 549.41 0.10
EUR ONTARIO TEACHERS = FINANCE TRUST-REG-S 0.05000% 20-25.11.30 800 000.00 709 886.10 0.03
EUR ORANGE SA-REG-S 0.12500% 20-16.09.29 7 800 000.00 7 257 639.03 0.32
EUR ORSTED AS-REG-S 2.25000% 22-14.06.28 3 450 000.00 3 589 677.69 0.16
EUR ORSTED AS-REG-S 3.62500% 23-01.03.26 800 000.00 871 368.89 0.04
EUR ORSTED AS-REG-S 3.75000% 23-01.03.30 800 000.00 887 122.12 0.04
EUR ORSTED AS-REG-S 4.12500% 23-01.03.35 4 000 000.00 4 513 698.98 0.20
EUR POLAND, REPUBLIC OF-REG-S 2.00000% 19-08.03.49 2 200 000.00 1 634 493.41 0.07
EUR PROLOGIS INTERNATIONAL FUNDING I1-REG-S 0.87500% 19-09.07.29 2 800 000.00 2 643 975.95 0.12
EUR PROLOGIS INTERNATIONAL FUNDING I1-REG-S 1.62500% 20-17.06.32 1 300 000.00 1 180 036.60 0.05
EUR PROLOGIS INTERNATIONAL FUNDING I1-REG-S 0.75000% 21-23.03.33 2 100 000.00 1 727 067.12 0.08
EUR PROLOGIS INTERNATIONAL FUND 11 SA-REG-S 3.62500% 22-07.03.30 1 700 000.00 1 822 652.12 0.08
EUR RCI BANQUE SA-REG-S 4.87500% 23-14.06.28 2 496 000.00 2 836 606.21 0.12
EUR RED ELEC FINANCIACIONES SAU-REG-S 3.00000% 24-17.01.34 1 900 000.00 2 052 449.39 0.09
EUR RED ELECTRICA FINANCIACIONES SAU-REG-S 0.50000% 21-24.05.33 2 800 000.00 2 458 821.59 0.11
EUR REGIE AUTONOME DES TRANSPORTS PA-REG-S 0.87500% 17-25.05.27 500 000.00 510 989.38 0.02
EUR REGION OF ILE DE FRANCE-REG-S 1.37500% 18-20.06.33 3 300 000.00 3 108 049.10 0.14
EUR REGION OF ILE DE FRANCE-REG-S 2.90000% 23-30.04.31 1 900 000.00 2 064 906.93 0.09
EUR REGION WALLONNE BELGIUM-REG-S 3.50000% 23-15.03.43 3 200 000.00 3 434 107.25 0.15
EUR REGION WALLONNE BELGIUM-REG-S 3.00000% 24-06.12.30 1 700 000.00 1 855 636.53 0.08
EUR REGION WALLONNE BELGIUM-REG-S 0.25000% 19-03.05.26 1 200 000.00 1 227 558.09 0.05
EUR REN FINANCE B V-REG-S 0.50000% 21-16.04.29 8 500 000.00 8 093 129.53 0.35
EUR SBAB BANK AB-REG-S 1.87500% 22-10.12.25 2 300 000.00 2 427 491.10 0.11
EUR SCHNEIDER ELECTRIC SE-REG-S 3.25000% 22-09.11.27 1 000 000.00 1 096 688.86 0.05
EUR SCHNEIDER ELECTRIC SE-REG-S 3.12500% 23-13.10.29 1 600 000.00 1 759 203.60 0.08
EUR SCHNEIDER ELECTRIC SE-REG-S 3.37500% 23-13.04.34 1 000 000.00 1 106 323.79 0.05
EUR SEGRO CAPITAL SARL-REG-S 1.25000% 22-23.03.26 9 500 000.00 9 819 607.67 0.43
EUR SEGRO CAPITAL SARL-REG-S 1.87500% 22-23.03.30 1 600 000.00 1 560 741.37 0.07
EUR SERBIA INTERNATIONAL BOND-REG-S 1.00000% 21-23.09.28 2 100 000.00 1 918 996.41 0.08
EUR SHAEFFLER AG-REG-S 3.37500% 20-12.10.28 900 000.00 943 408.13 0.04
EUR SIEMENS FININGSMAATSCH NV-REG-S 3.37500% 23-24.08.31 1 400 000.00 1 564 191.74 0.07
EUR SIEMENS FININGSMAATSCH NV-REG-S 3.50000% 23-24.02.36 1 800 000.00 2 020 457.59 0.09
EUR SKANDINAVISKA ENSKILDA BANKEN AB-REG-S 4.37500% 23-06.11.28 1 082 000.00 1 214 688.75 0.05
EUR SKF AB-REG-S 0.87500% 19-15.11.29 3 800 000.00 3 593 337.65 0.16
EUR SNCF RESEAU-REG-S 1.00000% 16-09.11.31 100 000.00 94 374.70 0.00
EUR SOCIETE DU GRAND PARIS EPIC-REG-S 1.12500% 18-22.10.28 1 300 000.00 1 312 838.49 0.06
EUR SOCIETE DU GRAND PARIS EPIC-REG-S 0.30000% 21-25.11.31 1 500 000.00 1 336 527.43 0.06
EUR SOCIETE DU GRAND PARIS EPIC-REG-S 1.62500% 22-08.04.42 2 000 000.00 1 631 547.51 0.07
EUR SOCIETE DU GRAND PARIS EPIC-REG-S 3.50000% 23-25.05.43 1 300 000.00 1 405 099.67 0.06
EUR SPAREBANK 1 SR-BANK ASA-REG-S 3.75000% 23-23.11.27 1 300 000.00 1 431 931.46 0.06
EUR SSE PLC-REG-S 1.37500% 18-04.09.27 1 300 000.00 1 331 588.69 0.06
EUR SSE PLC-REG-S 2.87500% 22-01.08.29 1 200 000.00 1 282 469.32 0.06
EUR SSE PLC-REG-S 4.00000% 23-05.09.31 2 000 000.00 2 258 400.64 0.10
EUR STANDARD CHARTERED PLC-REG-S 0.90000% 19-02.07.27 10 800 000.00 10 997 084.63 0.48
EUR STATKRAFT AS-REG-S 2.87500% 22-13.09.29 800 000.00 862 280.89 0.04
EUR STATKRAFT AS-REG-S 3.12500% 23-13.12.26 2 350 000.00 2 559 584.86 0.11
EUR STATNETT SF-REG-S 3.50000% 23-08.06.33 1 150 000.00 1 288 327.04 0.06
EUR STEDIN HOLDING NV-REG-S 0.50000% 19-14.11.29 2 800 000.00 2 606 121.43 0.11
EUR STELLANTIS NV-REG-S 4.37500% 23-14.03.30 2 800 000.00 3 189 973.84 0.14
EUR SUEZ SACA-REG-S 4.50000% 23-13.11.33 400 000.00 459 625.27 0.02
EUR SUEZ SACA-REG-S 4.62500% 22-03.11.28 5 800 000.00 6 633 092.21 0.29
EUR SUMITOMO MITSUI FIN GP INC-REG-S 0.46500% 19-30.05.24 1 800 000.00 1 932 408.77 0.08
EUR SVENSK EXPORTKREDIT AB-REG-S 2.00000% 22-30.06.27 3 200 000.00 3 388 724.59 0.15
EUR TDC NET A/S-REG-S 5.05600% 22-31.05.28 2 700 000.00 3 034 877.46 0.13
EUR TDC NET A/S-REG-S 5.61800% 23-06.02.30 900 000.00 1 011 595.52 0.04
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EUR TELEFONICA EMISIONES SA-REG-S 1.06900% 19-05.02.24 1 000 000.00 1 085 965.40 0.05
EUR TELEFONICA EMISIONES SA-REG-S 4.18300% 23-21.11.33 2 400 000.00 2 742 548.35 0.12
EUR TELEFONICA EMISIONES SA-REG-S 3.69800% 24-24.01.32 6 700 000.00 7 409 764.66 0.32
EUR TELEFONICA EMISIONES SA-REG-S 4.05500% 24-24.01.36 2 600 000.00 2 899 544.50 0.13
EUR TENNET HOLDING BV-REG-S 2.00000% 18-05.06.34 2 800 000.00 2 730 774.27 0.12
EUR TENNET HOLDING BV-REG-S 0.12500% 20-30.11.32 2 800 000.00 2 622 855.77 0.12
EUR TENNET HOLDING BV-REG-S 1.62500% 22-17.11.26 1 450 000.00 1 532 337.35 0.07
EUR TENNET HOLDING BV-REG-S 3.87500% 22-28.10.28 1 100 000.00 1 234 379.96 0.05
EUR TENNET HOLDING BV-REG-S 4.25000% 22-28.04.32 2 000 000.00 2 316 984.29 0.10
EUR TERNA - RETE ELETTRICA NAZIONALE-REG-S 3.87500% 23-24.07.33 2 814 000.00 3 131 902.51 0.14
EUR TESCO CORP TREASURY SERVICES PLC-REG-S STEP-UP 21-27.07.29 4 700 000.00 4 345 072.34 0.19
EUR UNEDIC ASSEO-REG-S 0.25000% 20-16.07.35 2 400 000.00 1 947 741.84 0.09
EUR UNEDIC ASSEO-REG-S 3.12500% 23-25.04.33 1 000 000.00 1 121 435.81 0.05
EUR UNICREDIT BANK AUSTRIA AG-REG-S 3.12500% 23-21.09.29 1 600 000.00 1 754 684.80 0.08
EUR UNICREDIT BANK AUSTRIA AG-REG-S 2.87500% 24-10.11.28 1 000 000.00 1 082 710.99 0.05
EUR UNIPOL GRUPPO FINANZIARIO SPA-REG-S 3.25000% 20-23.09.30 400 000.00 423 808.69 0.02
EUR VESTEDA FINANCE BV-REG-S 0.75000% 21-18.10.31 600 000.00 520 971.14 0.02
EUR VF CORP 4.25000% 23-07.03.29 4 387 000.00 4 672 157.40 0.20
EUR VOLKSBANK WIEN AG-REG-S 4.75000% 23-15.03.27 1 100 000.00 1 230 706.91 0.05
EUR VONOVIA SE-REG-S 0.62500% 21-24.03.31 12 300 000.00 10 541 276.12 0.46
EUR VONOVIA SE-REG-S 1.37500% 22-28.01.26 1 900 000.00 1 971 970.64 0.09
EUR VONOVIA SE-REG-S 4.75000% 22-23.05.27 2 500 000.00 2 801 558.23 0.12
EUR VONOVIA SE-REG-S 5.00000% 22-23.11.30 300 000.00 341 992.13 0.02
EUR WESFARMERS LTD-REG-S 0.95400% 21-21.10.33 2 100 000.00 1 804 552.36 0.08
EUR WESTERN POWER DISTRIBUTION EAST-REG-S 3.53000% 22-20.09.28 1 300 000.00 1 423 139.58 0.06
EUR ZF FINANCE GMBH-REG-S 2.75000% 20-25.05.27 1 000 000.00 1 025 311.36 0.04
EUR ZF FINANCE GMBH-REG-S 2.25000% 21-03.05.28 1 500 000.00 1 473 150.52 0.06

778 311 609.94 34.13
GBP
GBP ABN AMRO BANK NV-REG-S 5.25000% 23-26.05.26 900 000.00 1 152 127.89 0.05
GBP CADENT FINANCE PLC-REG-S 5.75000% 23-14.03.34 500 000.00 651 185.02 0.03
GBP ENEL FINANCE INTERNATIONAL NV-REG-S 2.87500% 22-11.04.29 1 900 000.00 2 190 447.34 0.10
GBP INTER-AMERICAN DEVELOPMENT BANK 5.00000% 23-20.07.30 400 000.00 538 480.93 0.02
GBP INTERCONTINENTAL HOTELS GROUP PLC-REG-S 3.37500% 20-08.10.28 200 000.00 235 756.35 0.01
GBP INTESA SANPAOLO SPA-REG-S 6.62500% 23-31.05.33 3 300 000.00 4 436 062.82 0.19
GBP ORSTED AS-REG-S 5.12500% 22-13.09.34 900 000.00 1117 470.71 0.05
GBP PLACES FOR PEOPLE TREASURY PLC-REG-S 6.25000% 23-06.12.41 1 000 000.00 1 338 169.28 0.06
GBP SEVERN TRENT UTILITIES FINANCE-REG-S 5.25000% 23-04.04.36 1 100 000.00 1 408 440.54 0.06
GBP SOUTH EASTERN POWER NET-REG-S 1.75000% 21-30.09.34 200 000.00 188 098.75 0.01
GBP THE BRITISH LAND CO PLC-REG-S 2.37500% 17-14.09.29 200 000.00 218 545.42 0.01

13 474 785.05 0.59
usD
usD ADANIREN KODSOPAR WARSOM-144A 4.62500% 19-15.10.39 200 000.00 142 916.37 0.01
usD AGENCE FRANCAISE DE DVLPMT EPIC-REG-S 4.00000% 22-21.09.27 3 000 000.00 2 968 531.89 0.13
usb ASIAN DEVELOPMENT BANK 1.75000% 16-14.08.26 1 600 000.00 1 507 839.28 0.07
usb BANK MANDIRI PERSERO TBK PT-REG-S 2.00000% 21-19.04.26 900 000.00 837 000.00 0.04
usD BANK OF THE PHILIPPINE ISLANDS-REG-S 2.50000% 19-10.09.24 3 500 000.00 3 421 250.00 0.15
usb BNG BANK NV-144A 1.50000% 19-16.10.24 3 000 000.00 2 925 306.00 0.13
usD CAISSE D = AMORTIS DE LA DETTE SOC-REG-S 4.00000% 23-25.01.26 3 350 000.00 3 325 102.77 0.15
usD CAISSE D = AMORTIS DE LA DETTE-REG-S 3.75000% 23-24.05.28 3 000 000.00 2 958 835.62 0.13
usb CHINA CONSTRUCTION BANK CORP/HK-REG-S 1.25000% 20-04.08.25 1 800 000.00 1 701 666.00 0.07
usD EUROPEAN INVESTMENT BANK-REG-S 2.87500% 18-13.06.25 2 000 000.00 1 956 251.14 0.09
usD HONG KONG MORTGAGE CORP LTD-REG-S 4.87500% 23-13.09.28 2 500 000.00 2 547 900.00 0.11
usb INTER-AMERICAN DEVELOPMENT BANK 3.50000% 23-12.04.33 5 000 000.00 4 757 572.30 0.21
usD LINK FINANCE CAYMAN 2009 LTD-REG-S 2.87500% 16-21.07.26 1 200 000.00 1 139 740.05 0.05
usD MTR CORP CI LTD-REG-S 2.50000% 16-02.11.26 1 200 000.00 1 130 544.00 0.05
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usb MTR CORP LTD-REG-S 1.62500% 20-19.08.30 2 900 000.00 2 425 870.47 0.11
usD NEDERLANDSE FINAN-MAATSCHAPPIJ-REG-S 4.75000% 23-15.11.28 1 100 000.00 1 129 393.88 0.05
usD NEDERLANDSE WATERSCHAPSBANK NV-144A 4.00000% 23-01.06.28 3 700 000.00 3 683 349.53 0.16
usb PRUDENTIAL FINANCIAL INC 1.50000% 20-10.03.26 2 000 000.00 1 870 424.76 0.08
usD PUBLIC SERVICE ELECTRIC & GAS CO 3.10000% 22-15.03.32 3 100 000.00 2 755 390.02 0.12
usD SHINHAN BANK CO LTD-144A-SUB 4.37500% 22-13.04.32 1 300 000.00 1 191 359.00 0.05
usb SUMITOMO MITSUI TRUST BANK LTD-144A 2.80000% 22-10.03.27 1 200 000.00 1 125 317.69 0.05
usD SUMITOMO TRUST & BANKING CO-144A 5.50000% 23-09.03.28 1 600 000.00 1 640 301.90 0.07
usD SWIRE PROPERTIES MTN FINANCING-REG-S 3.50000% 18-10.01.28 2 000 000.00 1 893 820.00 0.08
uSD UDR INC 1.90000% 20-15.03.33 1 000 000.00 763 382.98 0.03
49 799 065.65 2.19
841 585 460.64 36.91
EUR
EUR ASIAN DEVELOPMENT BANK-REG-S 0.00000% 19-24.10.29 3 200 000.00 3 016 069.58 0.13
EUR EUROPEAN UNION-REG-S 0.00000% 20-04.07.35 32 000 000.00 25 200 999.99 1.10
EUR HONG KONG GOVERNMENT INTERNATI BD-REG-S 0.00000% 21-24.11.26 4 100 000.00 4 070 249.03 0.18
EUR KREDITANSTALT FUER WIEDERAUFBAU-REG-S 0.00000% 21-15.09.31 6 000 000.00 5 371 045.68 0.24
EUR LSEG NETHERLANDS BV-REG-S 0.00000% 21-06.04.25 400 000.00 416 946.20 0.02
EUR NORTH RHIEN WESTPHALIA, STATE OF-REG-S 0.00000% 20-12.10.35 1 800 000.00 1 405 768.24 0.06
EUR UNEDIC ASSEO-REG-S 0.00000% 20-19.11.30 6 400 000.00 5 828 348.24 0.26
EUR UNEDIC ASSEO-REG-S 0.00000% 20-25.11.28 5 000 000.00 4 797 423.12 0.21
50 106 850.08 2.20
50 106 850.08 2.20
EUR
EUR ABB FINANCE BV-REG-S 3M EURIBOR+70BP 22-31.03.24 1 200 000.00 1 304 540.19 0.06
EUR AIB GROUP PLC-REG-S 0.50000% 21-17.11.27 4 800 000.00 4 792 343.81 0.21
EUR AIB GROUP PLC-REG-S 2.250%/VAR 22-04.04.28 8 200 000.00 8 552 296.11 0.38
EUR AIB GROUP PLC-REG-S 4.625%/VAR 23-23.07.29 1 200 000.00 1 343 806.82 0.06
EUR AUSTRALIA & NEW ZEALAND BK-REG-S-SUB 0.669%/VAR 21-05.05.31 4 100 000.00 4 099 392.57 0.18
EUR AXA SA-REG-S-SUB 0.000%/VAR 21-07.10.41 6 400 000.00 5 725 027.03 0.25
EUR BANCO DE SABADELL SA-REG-S 2.625%/VAR 22-24.03.26 6 700 000.00 7 161 429.00 0.31
EUR BANCO DE SABADELL SA-REG-S 5.125%/VAR 22-10.11.28 1 800 000.00 2 061 760.29 0.09
EUR BANCO SANTANDER SA-REG-S 0.625%/VAR 21-24.06.29 5 500 000.00 5 289 580.18 0.23
EUR BNP PARIBAS SA-REG-S 0.375%/VAR 20-14.10.27 3 200 000.00 3 203 446.86 0.14
EUR BNP PARIBAS SA-REG-S 4.250%/VAR 23-13.04.31 4 000 000.00 4 489 401.74 0.20
EUR BPCE SA-REG-S-SUB 5.750%/VAR 23-01.06.33 600 000.00 686 752.89 0.03
EUR CAIXA GERAL DE DEPOSITOS SA-REG-S 2.875%/VAR 22-15.06.26 900 000.00 965 449.65 0.04
EUR CAIXABANK S.A-REG-S 4.625%/VAR 23-16.05.27 2 300 000.00 2 545 849.12 0.11
EUR CAIXABANK SA-REG-S 0.750%/VAR 20-10.07.26 5 100 000.00 5 327 343.24 0.23
EUR CAIXABANK SA-REG-S 0.750%/VAR 21-26.05.28 4 300 000.00 4 266 657.48 0.19
EUR CAIXABANK SA-REG-S 0.625%/VAR 22-21.01.28 2 800 000.00 2 813 259.76 0.12
EUR CAIXABANK SA-REG-S 5.375%/VAR 22-14.11.30 8 500 000.00 9 942 616.80 0.44
EUR CAIXABANK SA-REG-S-SUB VAR 21-18.06.31 6 500 000.00 6 586 631.13 0.29
EUR COMMERZBANK AG-REG-S 0.750%/VAR 20-24.03.26 7 300 000.00 7 645 696.86 0.34
EUR COMMERZBANK AG-REG-S 4.625%/VAR 24-17.01.31 800 000.00 888 347.42 0.04
EUR CREDIT AGRICOLE SA-REG-S 4.000%/VAR 22-12.10.26 6 100 000.00 6 673 647.56 0.29
EUR CREDIT MUTUEL ARKEA SA-REG-S 1.250%/VAR 20-11.06.29 10 700 000.00 10 509 984.72 0.46
EUR DANSKE BANK A/S-REG-S 0.750%/VAR 21-09.06.29 2 000 000.00 1 923 909.52 0.08
EUR DE VOLKSBANK NV-REG-S-SUB 1.750/VAR 20-22.10.30 7 200 000.00 7 436 285.00 0.33
EUR DNB BANK ASA-REG-S 4.000%/VAR 23-14.03.29 4 300 000.00 4 791 589.09 0.21
EUR DNB BANK ASA-REG-S 4.625%/VAR 23-01.11.29 1 700 000.00 1 932 622.32 0.09
EUR EDP - ENERGIAS DE PORT SA-REG-S-SUB 5.943%/VAR 23-23.04.83 800 000.00 903 760.00 0.04
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EUR IBERDROLA FINANZAS SA-REG-S-SUB 4.871%/VAR 24-PRP 1 100 000.00 1 206 823.75 0.05
EUR IBERDROLA INTERNATIONAL BV-REG-S-SUB 2.625%/VAR 18-PRP 6 600 000.00 7 139 425.92 0.31
EUR ICCREA BANCA SPA-REG-S 4.250%/VAR 24-05.02.30 1 500 000.00 1 624 568.34 0.07
EUR ING GROEP NV-REG-S-SUB 0.875%/VAR 21-09.06.32 6 500 000.00 6 320 727.98 0.28
EUR KBC GROEP NV-REG-S 0.375%/VAR 20-16.06.27 2 300 000.00 2 327 111.39 0.10
EUR NATWEST GROUP PLC-REG-S 0.780%/VAR 21-26.02.30 10 700 000.00 10 017 081.83 0.44
EUR NATWEST GROUP PLC-REG-S 4.067%/VAR 22-06.09.28 3 700 000.00 4 084 749.28 0.18
EUR NATWEST GROUP PLC-REG-S 4.699%/VAR 23-14.03.28 1 150 000.00 1 284 114.78 0.06
EUR NN GROUP N.V-REG-S-SUB 5.250%/VAR 22-01.03.43 1 300 000.00 1 441 276.91 0.06
EUR NN GROUP NV-REG-S-SUB 6.000%/VAR 23-03.11.43 5 163 000.00 5 961 044.46 0.26
EUR SOCIETE GENERALE SA-REG-S-SUB 5.250%/VAR 22-06.09.32 3 200 000.00 3 586 321.29 0.16
EUR UNICREDIT SPA-REG-S 0.800%/VAR 21-05.07.29 5 000 000.00 4 836 452.09 0.21
EUR UNICREDIT SPA-REG-S 5.850%/VAR 22-15.11.27 2 641 000.00 3 034 498.83 0.13
176 727 624.01 7.75

GBP
GBP ING GROEP NV-REG-S 1.125%/VAR 21-07.12.28 200 000.00 220 704.16 0.01
GBP NORDEA BANK ABP-REG-S 6.000%/VAR 23-02.06.26 2 800 000.00 3 595 254.98 0.16
3 815 959.14 0.17

usD
usD BANK OF AMERICA CORP 2.456%/VAR 19-22.10.25 9 200 000.00 8 984 931.23 0.39
usD BANK OF AMERICA CORP 0.981%/VAR 20-25.09.25 900 000.00 873 179.11 0.04
usb BANK OF AMERICA CORP 1.530%/VAR 21-06.12.2025 2 000 000.00 1 930 754.24 0.08
usD MORGAN STANLEY 0.864%/VAR 20-21.10.25 16 900 000.00 16 326 266.30 0.72
usD UNITED OVERSEAS BANK LTD-REG-S-SUB 2.000%/VAR 21-14.10.31 1 600 000.00 1 462 939.21 0.06
29 578 070.09 1.29
210 121 653.24 9.21

CAD
CAD CANADA, GOVERNMENT 2.25000% 22-01.12.29 2 000 000.00 1 414 300.37 0.06
1 414 300.37 0.06

DKK
DKK DENMARK, KINGDOM OF 2.25000% 23-15.11.33 31 000 000.00 4 485 722.32 0.20
4 485 722.32 0.20

EUR
EUR AGENCE FRANCAISE DE DEVELOPPEMENT-REG-S 0.12500% 21-29.09.31 5 900 000.00 5 188 522.66 0.23
EUR AGENCE FRANCAISE DE DEVELOPPEMENT-REG-S 3.50000% 22-25.02.33 3 100 000.00 3 501 975.71 0.15
EUR AUSTRIA, REPUBLIC OF-144A-REG-S 1.85000% 22-23.05.49 400 000.00 345 849.84 0.02
EUR BANKINTER SA-REG-S 0.62500% 20-06.10.27 9 600 000.00 9 450 750.40 0.41
EUR BASQUE GOVERNMENT-REG-S 1.12500% 19-30.04.29 3 200 000.00 3 180 748.56 0.14
EUR BELGIUM, KINGDOM OF-REG-S 1.25000% 18-22.04.33 11 300 000.00 10 923 041.50 0.48
EUR BELGIUM, KINGDOM OF-144A-REG-S 2.75000% 22-22.04.39 1 000 000.00 1 047 514.33 0.05
EUR BERLIN, STATE OF 2.75000% 23-14.02.33 2 600 000.00 2 842 539.84 0.12
EUR CHILE GOVERNMENT INTERNATIONAL BOND 1.25000% 20-29.01.40 3 850 000.00 2 828 119.77 0.12
EUR COENTREPRISE DE TRANSPORT D = ELECT-REG-S 3.75000% 24-17.01.36 500 000.00 547 609.04 0.02
EUR CREDIT AGRICOLE HOME LOAN SFH SA-REG-S 2.87500% 24-12.01.34 1 100 000.00 1179 642.73 0.05
EUR DH EUROPE FINANCE 11 SARL 0.75000% 19-18.09.31 3 800 000.00 3 467 276.97 0.15
EUR DIGITAL INTREPID HOLDING BV-REG-S 0.62500% 21-15.07.31 3 200 000.00 2 705 266.52 0.12
EUR EQT AB-REG-S 0.87500% 21-14.05.31 800 000.00 690 898.45 0.03
EUR EUROPEAN INVESTMENT BANK 1.50000% 17-15.11.47 3 000 000.00 2 405 009.64 0.11
EUR EUROPEAN INVESTMENT BANK-REG-S 0.01000% 20-15.11.35 2 800 000.00 2 187 732.70 0.10
EUR EUROPEAN INVESTMENT BANK-REG-S 1.50000% 22-15.06.32 1 900 000.00 1 891 124.54 0.08
EUR EUROPEAN UNION-REG-S 0.10000% 20-04.10.40 2 000 000.00 1 350 938.71 0.06
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EUR EUROPEAN UNION-REG-S 0.30000% 20-04.11.50 6 800 000.00 3 720 742.56 0.16
EUR EUROPEAN UNION-REG-S 2.75000% 22-04.02.33 6 750 000.00 7 369 559.66 0.32
EUR FEDEX CORP 0.45000% 21-04.05.29 8 500 000.00 7 990 808.01 0.35
EUR FRANCE, REPUBLIC OF-OAT-144A-REG-S 1.75000% 17-25.06.39 11 800 000.00 10 934 771.25 0.48
EUR GERMANY, REPUBLIC OF-REG-S 1.30000% 22-15.10.27 2 000 000.00 2 114 963.51 0.09
EUR GERMANY, REPUBLIC OF-REG-S 2.30000% 23-15.02.33 3 500 000.00 3 865 799.72 0.17
EUR HANA BANK-REG-S 3.75000% 23-04.05.26 2 500 000.00 2 739 060.84 0.12
EUR HESSEN, STATE OF 2.87500% 23-04.07.33 4 400 000.00 4 854 988.85 0.21
EUR INVESTITIONSBANK BERLIN-REG-S 3.12500% 23-13.09.28 1 700 000.00 1 889 041.98 0.08
EUR IRELAND, REPUBLIC OF-REG-S 3.00000% 23-18.10.43 1 900 000.00 2 114 733.01 0.09
EUR ITALIAN REPUBLIC-REG-S-144A 1.50000% 21-30.04.45 10 200 000.00 6 953 540.31 0.30
EUR ITALY, REPUBLIC OF-144A-REG-S 4.00000% 23-30.10.31 8 802 000.00 9 940 368.60 0.44
EUR JYSKE BANK A/S-REG-S 5.50000% 22-16.11.27 750 000.00 851 307.70 0.04
EUR KOMMUNEKREDIT-REG-S 0.62500% 19-21.11.39 1 100 000.00 846 556.99 0.04
EUR MERCIALYS-REG-S 1.80000% 18-27.02.26 1 500 000.00 1 556 134.59 0.07
EUR NEDERLANDSE WATERSCHAPSBANK-REG-S 0.12500% 20-03.09.35 1 100 000.00 866 494.68 0.04
EUR NEDERLANDSE WATERSCHAPSBANK NV-REG-S 3.00000% 23-20.04.33 1 600 000.00 1 771 800.63 0.08
EUR NETHERLANDS, KINGDOM OF THE-144A-REG-S 0.50000% 19-15.01.40 2 800 000.00 2 204 667.77 0.10
EUR NETHERLANDS, KINGDOM OF THE-144A-REG-S 3.25000% 23-15.01.44 900 000.00 1 066 315.14 0.05
EUR PEARSON FUNDING FIVE PLC-REG-S 1.37500% 15-06.05.25 1 000 000.00 1 051 996.19 0.05
EUR PROLOGIS EURO FINANCE 1.50000% 22-08.02.34 900 000.00 793 115.87 0.03
EUR SEB SA-REG-S 1.50000% 17-31.05.24 1 900 000.00 2 045 382.68 0.09
EUR SELP FINANCE SARL-REG-S 0.87500% 21-27.05.29 1 100 000.00 1 015 249.44 0.04
EUR SKANDINAVISKA ENSKILDA BANKEN AB-REG-S 4.00000% 22-09.11.26 1 500 000.00 1 651 733.28 0.07
EUR SLOVENIA, REPUBLIC OF-REG-S 3.62500% 23-11.03.33 1 850 000.00 2 111 727.26 0.09
EUR SOCIETE NATIONALE SNCF SA-REG-S 3.12500% 22-02.11.27 2 400 000.00 2 628 664.17 0.12
EUR SOCIETE NATIONALE SNCF SA-REG-S 3.37500% 23-25.05.33 2 000 000.00 2 230 071.25 0.10
EUR SPAIN, KINGDOM OF-144A-REG-S 1.00000% 21-30.07.42 5 600 000.00 3 969 887.46 0.17
EUR SPAREBANK 1 SMN-REG-S 0.01000% 21-18.02.28 2 300 000.00 2 193 648.20 0.10
EUR VIA OUTLETS BV-REG-S 1.75000% 21-15.11.28 200 000.00 191 800.48 0.01
149 269 493.99 6.54

GBP
GBP BERKELEY GROUP PLC/THE-REG-S 2.50000% 21-11.08.31 200 000.00 194 862.81 0.01
GBP DERWENT LONDON PLC-REG-S 1.87500% 21-17.11.31 200 000.00 199 678.49 0.01
GBP ENW FINANCE PLC-REG-S 4.89300% 23-24.11.32 900 000.00 1 151 617.76 0.05
GBP VMED 02 UK FINANCING I PLC-REG-S 4.50000% 21-15.07.31 200 000.00 218 748.14 0.01
GBP WEIR GROUP PLC-REG-S 6.87500% 23-14.06.28 1 900 000.00 2 527 339.41 0.11
4 292 246.61 0.19

usD
usb ASIAN INFRTRUCTURE INVESTMENT BANK/THE 4.87500% 23-14.09.26 3 200 000.00 3 250 229.34 0.14
usD BANK RAKYAT INDONESIA-REG-S 3.95000% 19-28.03.24 2 500 000.00 2 489 325.00 0.11
usb CENTERPOINT ENERGY HOUSTON ELEC LLC 5.30000% 23-01.04.53 2 100 000.00 2 150 869.58 0.09
usD COLOMBIA, REPUBLIC OF 5.62500% 14-26.02.44 4 300 000.00 3 412 050.00 0.15
usD COUNCIL OF EUROPE DEVELOPMENT BANK 3.75000% 23-25.05.26 4 000 000.00 3 955 978.44 0.17
usb DTE ELECTRIC CO 1.90000% 21-01.04.28 900 000.00 816 110.03 0.04
usD DTE ELECTRIC CO 3.65000% 22-01.03.52 350 000.00 271 704.60 0.01
usD DTE ELECTRIC CO 4.05000% 18-15.05.48 3 285 000.00 2 754 876.78 0.12
usb DUKE ENERGY CAROLINAS LLC 3.95000% 18-15.11.28 1 500 000.00 1 470 990.44 0.06
usD EUROPEAN INVESTMENT BANK 2.12500% 16-13.04.26 2 800 000.00 2 676 482.73 0.12
usD EUROPEAN INVESTMENT BANK 1.62500% 19-09.10.29 7 900 000.00 6 955 268.79 0.31
usb INTL BK FOR RECONSTR & DEVT WORLD BANK 0.62500% 20-22.04.25 18 200 000.00 17 342 227.81 0.76
usD INTL BK FOR RECONSTR & DEVT WORLD BANK 0.87500% 20-14.05.30 1 600 000.00 1 319 518.71 0.06
usD INTL BK FOR RECONSTR & DEVT WORLD BANK 1.12500% 21-13.09.28 20 000 000.00 17 575 358.20 0.77
usb JAPAN INTERNATIONAL COOPERATION AGENCY 4.00000% 23-23.05.28 3 000 000.00 2 944 680.00 0.13
usb KREDITANSTALT FUER WIEDERAUFBAU 0.75000% 20-30.09.30 6 300 000.00 5 114 804.12 0.22
usD MIDAMERICAN ENERGY CO 3.95000% 17-01.08.47 2 000 000.00 1 647 904.58 0.07
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usb MIDAMERICAN ENERGY CO 3.65000% 18-01.08.48 750 000.00 589 671.08 0.03
usb MIDAMERICAN ENERGY CO 2.70000% 21-01.08.52 4 000 000.00 2 551 038.08 0.11
usb NORTHERN STATES POWER CO 2.25000% 21-01.04.31 500 000.00 427 072.81 0.02
usb NORTHERN STATES POWER CO 3.20000%21-01.04.52 3 400 000.00 2 447 217.79 0.11
usb PACIFIC GAS AND ELECTRIC CO 6.70000% 23-01.04.53 1 000 000.00 1 100 658.91 0.05
usb PACIFICORP 5.35000% 22-01.12.53 800 000.00 756 684.93 0.03
usb PACIFICORP 5.50000% 23-15.05.54 2 400 000.00 2 318 419.34 0.10
usb PERU PENER SBSN INDO 111-REG-S 2.30000% 20-23.06.25 1 800 000.00 1 730 448.00 0.08
usb PERUSAHAAN PENERBIT SBSN IDN 111-REG-S 3.55000% 21-09.06.51 3 400 000.00 2 541 874.00 0.11
usb PUBLIC SERVICE CO OF COLORADO 3.20000% 19-01.03.50 1 200 000.00 840 534.98 0.04
usb RENEW POWER PVT LTD-REG-S 5.87500% 20-05.03.27 840 000.00 811 188.00 0.04
usb SAN DIEGO GAS & ELECTRIC CO 2.95000% 21-15.08.51 6 250 000.00 4 368 647.69 0.19
usb SOUTHERN CALIFORNIA EDISON 2.75000% 22-01.02.32 5 100 000.00 4 381 816.42 0.19
101 013 651.18 4.43
260 475 414.47 11.42

EUR
EUR GERMANY, REPUBLIC OF-REG-S 0.00000% 20-15.08.30 3 000 000.00 2 864 473.84 0.12
EUR GERMANY, REPUBLIC OF-REG-S 0.00000% 21-15.08.31 9 840 000.00 9 191 854.45 0.40
EUR GRAND-DUCHY OF LUXEMBOURG-REG-S 0.00000% 20-14.09.32 2 300 000.00 2 009 942.69 0.09
EUR THERMO FISHER SCIENTIFIC FINANCE 0.00000% 21-18.11.25 800 000.00 821 027.72 0.04
14 887 298.70 0.65
14 887 298.70 0.65

EUR
EUR BANCO DE SABADELL SA-REG-S 1.125%/VAR 20-11.03.27 7 300 000.00 7 534 951.71 0.33
EUR COMMERZBANK AG-REG-S 5.250%/VAR 23-25.03.29 1 000 000.00 1 140 942.68 0.05
EUR COMMERZBANK AG-REG-S 3.000%/VAR 22-14.09.27 1 600 000.00 1 701 849.60 0.07
EUR DEUTSCHE BANK AG-REG-S 3.250%/VAR 22-24.05.28 800 000.00 852 217.87 0.04
EUR ERSTE GROUP BANK AG-REG-S 4.000%/VAR 23-16.01.31 1 500 000.00 1 689 824.81 0.07
EUR MUENCHENER RUECKVERSICHERUN-REG-S-SUB 1.000%/VAR 21-26.05.42 3 600 000.00 3 081 474.00 0.14
EUR SOCIETE GENERALE SA-REG-S 0.875%/VAR 20-22.09.28 3 700 000.00 3 652 299.45 0.16
EUR SOCIETE GENERALE SA-REG-S 0.625%/VAR 21-02.12.27 7 100 000.00 7 083 693.03 0.31
EUR SOCIETE GENERALE SA-REG-S 4.750%/VAR 23-28.09.29 4 200 000.00 4 743 909.67 0.21
EUR STOREBRAND LIVSFORSIKRING-REG-S-SUB 1.875%/VAR 21-30.09.51 800 000.00 696 541.74 0.03
32 177 704.56 1.41

GBP
GBP YORKSHIRE BUILDING SOCIETY-REG-S 3.511%/VAR 22-11.10.30 2 400 000.00 2 725 469.86 0.12
2 725 469.86 0.12

usb
usb CEMEX SAB DE CV-REG-S-SUB 9.125%/VAR 23-PRP 3 500 000.00 3 702 825.00 0.16
usb ING GROEP NV-REG-S-SUB 4.875%/VAR 20-PRP 250 000.00 210 625.00 0.01
usb NWD FINANCE BVI LTD-REG-S 6.150%/VAR 22-PRP 1 700 000.00 1 358 675.70 0.06
5 272 125.70 0.23
40 175 300.12 1.76

T-note

EUR
EUR FRANCE, REPUBLIC OF-0AT-144A-REG-S 3.00000% 24-25.06.49 2 500 000.00 2 645 018.75 0.12
2 645 018.75 0.12
T-note 2 645 018.75 0.12
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usb
usb AMERICA, UNITED STATES OF 0.625%/CPI LINKED 22-15.07.32 4 250 000.00 4 128 403.66 0.18
4 128 403.66 0.18
T-note 4 128 403.66 0.18
2 077 951 743.69 91.12

usb
usb AES CORP-SUB 2.45000% 21-15.01.31 9 902 000.00 8 264 055.32 0.36
uUsb AES CORPORATION 1.37500% 21-15.01.26 5 000 000.00 4 637 370.90 0.20
usb AMDOCS LTD 2.53800% 20-15.06.30 400 000.00 345 575.58 0.02
usb AUTODESK INC 2.40000% 21-15.12.31 1 400 000.00 1 185 127.30 0.05
uUsb BMW US CAPITAL LLC-144A 1.95000% 21-12.08.31 300 000.00 247 888.55 0.01
usb CLEAN RENEWABLE POWER MAURITIUS-144A 4.25000% 21-25.03.27 250 000.00 208 125.00 0.01
usb COOPERATIEVE RADOBANK UA-144A 1.00400% 20-24.09.26 4 100 000.00 3 820 947.07 0.17
usb ELECTRICITE DE FRANCE SA-144A 3.62500% 15-13.10.25 2 229 000.00 2 185 520.30 0.10
usb ENEL FINANCE INTERNATIONAL NV-144A 1.87500% 21-12.07.28 2 800 000.00 2 458 813.92 0.11
UsD GOODMAN US FINANCE FIVE LLC-144A 4.62500% 22-04.05.32 2 800 000.00 2 596 164.23 0.11
usb HAT HOLDINGS I LLC-144A 8.00000% 23-15.06.27 3 000 000.00 3 106 842.21 0.14
usb JDE PEET *S NV-144A 2.25000% 21-24.09.31 1 200 000.00 959 505.97 0.04
UsD LIBERTY UTILITIES FIN GP 1-144A 2.05000% 20-15.09.30 1 400 000.00 1 132 477.94 0.05
usb METALSA S A P I DE CV-144A 3.75000% 21-04.05.31 600 000.00 489 187.50 0.02
usb NEW YORK STATE ELECTRIC & GAS CORP-144A 2.15000% 21-01.10.31 3 750 000.00 3 013 412.25 0.13
uUsb NIAGARA MOHAWK POWER CORP-144A 1.96000% 20-27.06.30 8 000 000.00 6 660 843.68 0.29
usb NIAGARA MOHAWK POWER-144A 5.78300% 22-16.09.52 1 020 000.00 1 054 380.73 0.05
usb NXP BV / NXP FUNDING LLC / NXP USA 2.50000% 22-11.05.31 4 300 000.00 3 598 197.00 0.16
Usb PUBLIC SERVICE CO OF OKLAHOMA 2.20000% 21-15.08.31 2 700 000.00 2 231 870.11 0.10
usb SCENTRE GROUP TRUST 1 / 2-144A 4.37500% 20-28.05.30 5 400 000.00 5 135 848.96 0.23
usb SOLAR STAR FUNDING LLC-144A 5.37500% 13-30.06.35 2 000 000.00 1 470 859.43 0.06
uUsb WEIR GROUP PLC/THE-144A 2.20000% 21-13.05.26 2 300 000.00 2 139 049.68 0.09
usb WISCONSIN ELECTRIC POWER CO 4.75000% 22-30.09.32 900 000.00 905 095.86 0.04
57 847 159.49 2.54
57 847 159.49 2.54

usb
usb BANK OF IRELAND GROUP-144A 6.253%/VAR 22-16.09.26 4 400 000.00 4 445 748.87 0.20
uUsb BNP PARIBAS SA-144A 1.675%/VAR 21-30.06.27 14 000 000.00 12 858 556.20 0.56
usb ING GROEP NV-144A 1.400%/VAR 20-01.07.26 6 200 000.00 5 870 351.52 0.26
usb RABOBANK NEDERLAND NV-144A 1.106%/VAR 21-24.02.27 8 100 000.00 7 449 536.63 0.33
UsD SANTANDER HOLDINGS USA INC 5.807%/VAR 22-09.09.26 3 500 000.00 3 523 636.76 0.15
34 147 829.98 1.50
34 147 829.98 1.50

AUD
AUD WORLEY FINANCIAL SERVICES PTY LTD-REG-S 5.95000% 23-13.10.28 800 000.00 533 694.75 0.02

533 694.75 0.02
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usD
uSsD SHRIRAM FINANCE LTD-144A 6.62500% 24-22.04.27 1 300 000.00 1 308 125.00 0.06
1 308 125.00 0.06
1 841 819.75 0.08

usb
UsD BB&T CORP 1.267%/VAR 21-02.03.27 2 700 000.00 2 487 915.78 0.11
2 487 915.78 0.11
2 487 915.78 0.11

EUR
EUR ARDAGH METAL PACKAGING FINANCE-144A 2.00000% 21-01.09.28 500 000.00 469 640.18 0.02
469 640.18 0.02

usD
usD ANDREW W MELLON FOUNDATION/THE 0.94700% 20-01.08.27 600 000.00 531 050.53 0.02
usD NATIONAL RURAL UTILITIES COOPERATIVE 1.35000% 20-15.03.31 300 000.00 237 481.91 0.01
usD NORTHERN STATES POWER CO 4.50000% 22-01.06.52 550 000.00 496 571.27 0.02
usD SCE RECOVERY FUNDING LLC 4.69700% 23-15.06.40 1 350 000.00 1 282 559.46 0.06
uSD SOUTHWESTERN PUBLIC SERVICE 3.75000% 19-15.06.49 500 000.00 377 170.40 0.02
2 924 833.57 0.13
3 394 473.75 0.15
99 719 198.75 4.38

AUD
AUD VICINITY CENTRES TRUST-REG-S 4.92700% 22-02.06.28 1 500 000.00 982 591.33 0.04
982 591.33 0.04
982 591.33 0.04

usD
Usb CALIFORNIA HEALTH FACILITIES FINANCING 4.19000% 22-01.06.37 2 900 000.00 2 683 425.10 0.12
2 683 425.10 0.12
2 683 425.10 0.12
3 666 016.43 0.16

usb
usb AP MOLLER - MAERSK A/S-144A 5.87500% 23-14.09.33 4 100 000.00 4 265 316.06 0.19
usD NEW YORK STATE ELECTRIC & GAS CORP-144A 5.65000% 23-15.08.28 300 000.00 310 056.83 0.01
USD NEW YORK STATE ELECTRIC & GAS CORP-144A 5.85000% 23-15.08.33 2 000 000.00 2 091 578.42 0.09
6 666 951.31 0.29
6 666 951.31 0.29
6 666 951.31 0.29
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EUR
EUR  BARCLAYS/SWAPTION IRS CALL 2.27000% 24-05.02.24 -300 000.00 -1.37 0.00
EUR  BARCLAYS/SWAPTION IRS PUT 2.68000% 24-05.02.24 -300 000.00 -169.36 0.00
EUR  BARCLAYS/SWAPTION IRS CALL 2.40000% 24-12.02.24 -500 000.00 -338.02 0.00
EUR  BARCLAYS/SWAPTION IRS PUT 2.77000% 24-12.02.24 -500 000.00 -1 023.82 0.00
EUR  MORGAN STANLEY/SWAPTION IRS CALL 2.42000% 24-16.02.24 -800 000.00 -651.19 0.00
EUR  MORGAN STANLEY/SWAPTION IRS PUT 2.80000% 24-16.02.24 -800 000.00 -869.78 0.00
EUR  BARCLAYS/SWAPTION IRS PUT 2.87000% 24-23.02.24 -300 000.00 -256.48 0.00
EUR  BARCLAYS/SWAPTION IRS CALL 2.53000% 24-23.02.24 -300 000.00 -2 018.34 0.00
-5 328.36 0.00
usD
USD  GS/SWAPTION IRS CALL 3.27500% 24-05.02.24 -300 000.00 -11.97 0.00
USD  GS/SWAPTION IRS PUT 3.72500% 24-05.02.24 -300 000.00 -95.49 0.00
USD  MORGAN STANLEY/SWAPTION IRS PUT 3.80000% 24-05.02.24 -1 400 000.00 -104.27 0.00
USD  MORGAN STANLEY/SWAPTION IRS CALL 3.35000% 24-05.02.24 -1 400 000.00 -289.24 0.00
USD  MORGAN STANLEY/SWAPTION IRS CALL 3.40000% 24-12.02.24 -1 400 000.00 -2 734.40 0.00
USD  MORGAN STANLEY/SWAPTION IRS PUT 3.85000% 24-12.02.24 -1 400 000.00 -530.07 0.00
USD  GOLDMAN SACHS/SWAPTION IRS CALL 3.46000% 24-16.02.24 700 000.00 -3 019.11 0.00
USD  GOLDMAN SACHS/SWAPTION IRS PUT 3.86000% 24-16.02.24 700 000.00 -436.73 0.00
USD  GOLDMAN SACHS/SWAPTION IRS CALL 3.49000% 24-20.02.24 -2 000 000.00 -7 357.82 0.00
USD  GOLDMAN SACHS/SWAPTION IRS PUT 3.94000% 24-20.02.24 -2 000 000.00 -966.92 0.00
USD  GOLDMAN SACHS/SWAPTION IRS PUT 4.03000% 24-20.02.24 -400 000.00 -93.30 0.00
USD  GOLDMAN SACHS/SWAPTION IRS CALL 3.58000% 24-20.02.24 -400 000.00 -3 945.65 0.00
USD  GOLDMAN SACHS/SWAPTION IRS CALL 3.52000% 24-23.02.24 -700 000.00 -3 312.90 0.00
USD  GS/SWAPTION IRS PUT 3.97000% 24-23.02.24 ~700 000.00 -344.76 0.00
USD  GOLDMAN SACHS/SWAPTION IRS CALL 3.51000% 24-26.02.24 -400 000.00 -3 241.70 0.00
USD  GOLDMAN SACHS/SWAPTION IRS PUT 3.91000% 24-26.02.24 -400 000.00 -430.02 0.00
26 914.35 0.00
32 242.71 0.00
-32 242.71 0.00
2 187 971 667.47  95.95
EUR  EURO BTP ITALY GOVERNMENT FUTURE 07.03.24 -169.00 -507 159.26  -0.02
EUR  EURO-BUND FUTURE 07.03.24 -1 073.00 -1 645 310.28  -0.07
EUR  EURO-BOBL FUTURE 07.03.24 -193.00 -119 498.36 0.00
EUR  EURO-SCHATZ FUTURE 07.03.24 -408.00 27 998.09 0.00
EUR  EURO-BUXL FUTURE 07.03.24 -282.00 -1 770 761.29  -0.08
EUR  EURO-OAT FUTURE 07.03.24 47.00 78 112.24 0.00
GBP  LONG GILT FUTURE 26.03.24 -118.00 -412 343.11  -0.02
AUD  AUSTRALIA 10YR BOND FUTURE 15.03.24 131.00 241 506.76 0.01
USD  US ULTRA LONG BOND (CBT) FUTURE 19.03.24 343.00 1 448 319.33 0.06
USD  US 10YR ULTRA NOTE FUTURE 19.03.24 128.00 8 968.94 0.00
USD  US LONG BOND FUTURE 19.03.24 16.00 100 751.92 0.00
USD  US 10YR TREASURY NOTE FUTURE 19.03.24 330.00 845 202.52 0.04
USD  US 2YR TREASURY NOTE FUTURE 28.03.24 298.00 319 518.30 0.01
JPY  JAPAN GOVERNMENT 10Y BOND (OSE) FUTURE 13.03.24 -11.00 -91 807.76 0.00
USD  US 5YR TREASURY NOTE FUTURE 28.03.24 1 462.00 2 469 466.95 0.11
992 964.99 0.04
992 964.99 0.04
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usb CITIGROUP/INTEREST RATE SWAP TP PAY 1.75000% 22-15.06.32 -11 100 000.00 1 686 940.41 0.07
usD CITIGROUP/INTEREST RATE SWAP TP REC SOFR O/N 22-15.06.32
usD CITIGROUP/INTEREST RATE SWAP TP PAY 1.75000% 22-15.06.52 -5 600 000.00 1 859 271.80 0.08
usD CITIGROUP/INTEREST RATE SWAP TP REC SOFR O/N 22-15.06.52
EUR LCH/INTEREST RATE SWAP PAY TP 2.75000% 23-20.03.54 -5 900 000.00 -542 437.53 -0.02
EUR LCH/INTEREST RATE SWAP RECEIVE TP 6MEIB 23-30.06.24
usb LCH/INTEREST RATE SWAP TP PAY4.03000% 23-15.12.33 -800 000.00 -30 455.36 0.00
usb LCH/INTEREST RATE SWAP TP REC SOFR O/N 23-15.12.33
EUR LCH/INTEREST RATE SWAP PAY TP 2.97000% 23-15.12.33 -700 000.00 -25 909.41 0.00
EUR LCH/INTEREST RATE SWAP RECEIVE TP 6MEIB 23-15.12.33
usD LCH/INTEREST RATE SWAP PAYER TP 3.95000% 23-19.12.33 -700 000.00 -22 073.31 0.00
usD LCH/INTEREST RATE SWAP REC TP SOFR 23-19.12.2033
EUR LCH/INTEREST RATE SWAP PAY TP 2.89000% 23-22.12.33 -600 000.00 -17 791.97 0.00
EUR LCH/INTEREST RATE SWAP RECEIVE TP 6MEIB 23-22.12.33
usb LCH/INTEREST RATE SWAP PAYER TP 3.85400% 23-29.12.33 -700 000.00 -16 761.10 0.00
usb LCH/INTEREST RATE SWAP TP REC SOFR 23-29.12.33
usD LCH/INTEREST RATE SWAP TP PAY 3.81000% 24-02.01.34 -400 000.00 -8 181.08 0.00
usD LCH/INTEREST RATE SWAP TP REC 24-02.01.34
usD LCH/INTEREST RATE SWAP TP PAY 3.75000% 24-02.01.34 -400 000.00 -6 166.28 0.00
usb LCH/INTEREST RATE SWAP TP REC SOFR 24-02.01.34
usb LCH/INTEREST RATE SWAP TP PAY 3.68400% 24-03.01.34 -300 000.00 -2 978.06 0.00
usb LCH/INTEREST RATE SWAP TP REC SOFR 24-03.01.34
EUR LCH/INTEREST RATE SWAP PAY TP 2.65000% 24-08.01.34 -700 000.00 -5 218.69 0.00
EUR LCH/INTEREST RATE SWAP TP REC 24-08.01.34
usD LCH/INTEREST RATE SWAP TP PAY 3.64750% 24-08.01.34 -700 000.00 -4 974.41 0.00
usb LCH/INTEREST RATE SWAP TP REC SOFR 24-08.01.34
usb LCH/INTEREST RATE SWAP TP PAY 3.59400% 24-09.01.34 -700 000.00 -1 870.51 0.00
usb LCH/INTEREST RATE SWAP TP REC SOFR 24-09.01.34
usD LCH/INTEREST RATE SWAP TP REC 3.80000% 23-10.03.28 900 000.00 -6 632.80 0.00
usD LCH/INTEREST RATE SWAP TP PAY SOFR O/N 23-10.03.28
usD LCH/INTEREST RATE SWAP TP REC 3.50000% 23-22.06.30 2 500 000.00 -36 284.34 0.00
usb LCH/INTEREST RATE SWAP TP PAY SOFR O/N 23-22.06.30
usb LCH/INTEREST RATE SWAP TP REC 3.80000% 23-22.08.30 400 000.00 2 944.96 0.00
usD LCH/INTEREST RATE SWAP TP PAY SOFR O/N 23-22.08.30
EUR LCH/INTEREST RATE SWAP REC TP 3.25000% 23-20.03.29 16 700 000.00 701 370.52 0.03

EUR LCH/INTEREST RATE SWAP PAY TP 6MEIB 23-20.03.29

3 522 792.84 0.16

3 522 792.84 0.16
4 515 757.83 0.20
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EUR 28 944 487.51 GBP 24 992 508.49 2.2.2024 385 760.38  -0.01
USD 267 818 468.40 EUR 244 199 471.13 2.2.2024 2 556 792.93 0.11
UsD 395 000.00 EUR 361 611.90 2.2.2024 2 199.07 0.00
JPY 34 520 030.00 EUR 219 122.64 2.2.2024 -1 866.47 0.00
UsD 194 705 467.49 EUR 178 184 193.44 2.2.2024 1 152 887.40 0.05
EUR 1 383 319.90 AUD 2 260 000.00 2.2.2024 8 658.24 0.00
) 513 602 476.68 EUR 469 550 000.00 7.2.2024 3 455 193.35 0.15
UsD 1 700 000.00 EUR 1 549 206.58 2.2.2024 17 174.35 0.00
EUR 76 468.15 AUD 125 000.00 2.2.2024 432.28 0.00
GBP 111 915 198.03 usD 141 580 000.00 22.2.2024 962 148.88 0.04
EUR 516 228 112.83 usD 562 700 000.00 22.2.2024 -1451 019.89  -0.06
CHF 691 610 934.90 usD 806 900 000.00 22.2.2024 1 137 194.50 0.05
JPY 2 004 670 122.00 usD 13 740 000.00 22.2.2024 19 568.85 0.00
USD 3 000 000.00 EUR 2 754 965.14 22.2.2024 4 771.08 0.00
EUR 4 017 873.25 usD 4 377 000.00 2.2.2024 12 585.18 0.00
USD 3 000 000.00 EUR 2 760 163.84 22.2.2024 -881.01 0.00
UsD 150 000.00 JPY 22 120 395.00 22.2.2024 -1 829.02 0.00
EUR 5 615 296.74 usD 6 118 000.00 2.2.2024 -18 383.92 0.00
USD 3 000 000.00 EUR 2 752 712.04 2.2.2024 9 866.55 0.00
EUR 2 700 000.00 usD 2 941 803.90 2.2.2024 -8 928.90 0.00
USD 5 448 332.00 EUR 5 000 000.00 7.2.2024 16 032.10 0.00
EUR 36 377.90 AUD 60 000.00 2.2.2024 -147.51 0.00
USD 3 500 000.00 EUR 3 212 299.10 2.2.2024 10 640.10 0.00
USD 6 000 000.00 EUR 5 512 446.18 22.2.2024 6 806.84 0.00
USD 1 200 000.00 EUR 1 108 673.77 2.2.2024 -4 296.88 0.00
EUR 9 265 153.95 usD 10 023 000.00 2.2.2024 41 273.48 0.00
USD 1 401 667.10 CAD 1 883 000.00 29.2.2024 -8 191.62 0.00
USD 1 134 664.71 GBP 894 000.00 29.2.2024 -4 060.07 0.00
) 4 462 353.54 DKK 30 700 000.00 29.2.2024 -18 331.73 0.00
) 505 248 430.17 EUR 467 056 000.00 29.2.2024 -2 702 738.65  -0.12
EUR 12 832 831.00 GBP 10 950 537.01 4.3.2024 9 342.02 0.00
GBP 10 939 019.55 EUR 12 832 831.00 2.2.2024 -9 368.23 0.00
EUR 1 496 165.94 AUD 2 454 962.64 4.3.2024 2 815.16 0.00
AUD 2 454 326.17 EUR 1 496 165.94 2.2.2024 -2 777.94 0.00
JPY 20 000 000.00 EUR 125 234.09 2.2.2024 786.77 0.00
USD 8 150 000.00 EUR 7 542 423.12 2.2.2024 -42 957.11 0.00
JPY 34 868 915.00 EUR 219 122.64 4.3.2024 1 368.95 0.00
EUR 219 122.64 JPY 34 992 579.00 2.2.2024 -1 366.29 0.00
USD 1 800 000.00 EUR 1 666 273.86 2.2.2024 -9 989.98 0.00
AUD 120 000.00 EUR 73 156.97 2.2.2024 -140.76 0.00
GBP 620 000.00 EUR 727 209.43 2.2.2024 -392.24 0.00
EUR 74 962.66 GBP 64 000.00 2.2.2024 -72.61 0.00
EUR 15 384 447.08 GBP 13 160 594.49 4.3.2024 -30 451.63 0.00
GBP 13 146 763.87 EUR 15 384 447.08 2.2.2024 30 390.81 0.00
EUR 125 234.09 JPY 20 004 868.00 2.2.2024 -820.07 0.00
JPY 19 934 326.00 EUR 125 234.09 4.3.2024 822.66 0.00
EUR 36 478.49 AUD 60 000.00 2.2.2024 -38.24 0.00
EUR 74 962.66 GBP 64 129.51 4.3.2024 -152.01 0.00
AUD 60 381.94 EUR 36 678.47 4.3.2024 62.25 0.00
UsD 265 892 071.82 EUR 244 710 539.31 4.3.2024 260 548.80  -0.01
UsD 189 810 703.36 EUR 174 268 001.69 4.3.2024 266 542.80 0.01
EUR 58 470.05 GBP 50 000.00 4.3.2024 -92.70 0.00
4 726 581.58 0.21
69 991 994.62 3.07
-2 730 665.60  -0.12
15 906 966.44 0.69
2 280 382 302.34  100.00
2024 31 412,775.00 10,862.50
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651,803.2410 1,830,030.1210 7,558,147.8060
24,660 20,370 193,235
300 31,790 209,565
300 39,010 209,565
2022 10 2022 10
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