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2024 30
3,283,971,169 100.04
— 1,222,505 0.04
— 3,282,748,664 100.00
)
2024 30
2,305,443,786 47.49
1,458,412,419 30.04
352,521,134 7.26
4,116,377,339 84.79
— 738,548,791 15.21
— 4,854,926,130 100.00
)
2024 30
2,603,227,245 1.2641 | 3,290,999,877 1.2615| 3,283,971,169 100.04
2024 30
100.04
100.04
()
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2024 30
1 gSZE(ZEASURY \/B 5,018,000 [16,957.45 | 850,925,233 [16,963.58 | 851,232,785 | 6.25 | 2030/5/15 (17.53
2 ZSS;REASURY N/B 5,102,000 |15,685.09 | 800,253,641 [15,682.64 | 800,128,562 4.5 | 2036/2/15 |16.48
3 g; TREASURY /B 5,649,000 [11,613.05 | 656,021,282 (11,578.72 | 654,082,439 3| 2048/2/15 (13.47
4 ZE%;CHLAND REP 1,720,000 |18,256.90 | 314,018,699 |18,209.07 | 313,196,128 | 4.75| 2028/7/4 | 6.45
5 QEE;SCHLAND REP 1,478,000 (19,898.60 | 294,101,436 (19,866.74 | 293,630,423 5.5 | 2031/1/4 | 6.05
6 ZEEE;CHLAND REP 1,460,000 [20,110.91 | 293,619,381 |20,081.93 [ 293,196,236 | 6.25 | 2030/1/4 | 6.04
7 ZE%OZCHLAND REP 1,421,000 [20,156.73 | 286,427,201 |20,110.51 | 285,770,410 | 4.75| 2034/7/4 | 5.89
8 Z;UTSCHLAND REP 1,414,000 (19,333.87 | 273,380,979 (19,280.00 | 272,619,222 4| 2037/1/4 | 5.62
9 EJle'é';EASURY 521,000 |19,911.92 | 103,741,119 |19,831.23 | 103,320,728 | 4.25| 2032/6/7 | 2.13
[
10 UK TSY 4 174% 463,000 |19,100.49 88,435,288 [19,001.66 87,977,705 | 4.25| 2039/9/7 | 1.81
2039 4.25%
11 UK TREASURY 4.5% 425,000 |19,400.58 82,452,478 |19,290.96 81,986,610 4.5 2042/12/7 | 1.69
12 gKZZ_;;EASURY 494,000 |16,113.91 79,602,745 (16,039.69 79,236,091 | 3.25| 2044/1/22 | 1.63
2024 30

84.79

84.79
)

2024 30
2024 30
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2024 30

2024 30

6 865,320,000 865,320,000 867,000,000 [ 867,000,000 | 17.86
CBT 10Y
2406 133 14,351,248.1 |2,251,710,827 (14,357,765.61 |2,252,733,424 | 46.40
!igsmY 12 1,409,201.94 161,734,106 1,411,320 161,977,196 3.34
BTP 2406 32 3,740,800 628,903,296 3,766,400 | 633,207,168 | 13.04
gﬁgglOY 50 6,549,500 |1,101,101,940 6,542,500 |1,099,925,100 | 22.66
OAT 2406 27 3,399,570 571,535,708 3,406,590 | 572,715,910 | 11.80
izgéOY 1 114,005.15 11,737,970 111,972.78 11,528,717 0.24
GILT 2406 9 871,290 171,661,556 868,410 171,094,138 3.52
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2024 30
) ( ) ) )
) ( ) ) )
35 2014 10 20 9,073 9,111 0.9531 0.9571
36 2015 20 8,645 8,681 0.9735 0.9775
37 2015 10 20 8,144 8,178 0.9561 0.9601
38 2016 20 7,876 7,908 0.9658 0.9698
39 2016 10 20 7,465 7,497 0.9580 0.9620
40 2017 20 6,522 6,551 0.9111 0.9151
41 2017 10 20 6,140 6,168 0.8911 0.8951
42 2018 20 5,845 5,872 0.8752 0.8792
43 2018 10 22 5,436 5,462 0.8453 0.8493
44 2019 22 5,457 5,483 0.8676 0.8716
45 2019 10 21 5,416 5,441 0.8912 0.8952
46 2020 20 5,195 5,218 0.8931 0.8971
47 2020 10 20 5,108 5,131 0.8872 0.8912
48 2021 20 4,749 4,760 0.8495 0.8515
49 2021 10 20 4,569 4,580 0.8480 0.8500
50 2022 20 4,173 4,183 0.7971 0.7991
51 2022 10 20 3,794 3,805 0.7450 0.7470
52 2023 20 3,696 3,706 0.7390 0.7410
53 2023 10 20 3,348 3,357 0.6944 0.6964
54 2024 22 3,287 3,296 0.7014 0.7034
2023 3,716 0.7417
3,677 0.7363
3,655 0.7369
3,607 0.7313
3,564 0.7270
3,475 0.7118
10 3,355 0.6961
11 3,409 0.7110
12 3,457 0.7244
2024 3,391 0.7134
3,338 0.7068
3,346 0.7130
3,282 0.6996
)
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35 2014 22 2014 10 20 0.0040
36 2014 10 21 2015 20 0.0040
37 2015 21 2015 10 20 0.0040
38 2015 10 21 2016 20 0.0040
39 2016 21 2016 10 20 0.0040
40 2016 10 21 2017 20 0.0040
41 2017 21 2017 10 20 0.0040
42 2017 10 21 2018 20 0.0040
43 2018 21 2018 10 22 0.0040
44 2018 10 23 2019 22 0.0040
45 2019 23 2019 10 21 0.0040
46 2019 10 22 2020 20 0.0040
47 2020 21 2020 10 20 0.0040
48 2020 10 21 2021 20 0.0020
49 2021 21 2021 10 20 0.0020
50 2021 10 21 2022 20 0.0020
51 2022 21 2022 10 20 0.0020
52 2022 10 21 2023 20 0.0020
53 2023 21 2023 10 20 0.0020
54 2023 10 21 2024 22 0.0020
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35 2014 22 2014 10 20 2.0
36 2014 10 21 2015 20 2.6
37 2015 21 2015 10 20 1.4
38 2015 10 21 2016 20 1.4
39 2016 21 2016 10 20 0.4
40 2016 10 21 2017 20 4.5
41 2017 21 2017 10 20 1.8
42 2017 10 21 2018 20 1.3
43 2018 21 2018 10 22 3.0
44 2018 10 23 2019 22 3.1
45 2019 23 2019 10 21 3.2
46 2019 10 22 2020 20 0.7
47 2020 21 2020 10 20 0.2
48 2020 10 21 2021 20 4.0
49 2021 21 2021 10 20 0.1
50 2021 10 21 2022 20 5.8
51 2022 21 2022 10 20 6.3
52 2022 10 21 2023 20 0.5
53 2023 21 2023 10 20 5.8
54 2023 10 21 2024 22 1.3
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35 2014 22 2014 10 20 46,338,667 404,076,763 9,519,855,317
36 2014 10 21 2015 20 45,296,367 684,536,929 8,880,614,755
37 2015 21 2015 10 20 31,836,876 393,831,224 8,518,620,407
38 2015 10 21 2016 20 30,270,994 393,692,957 8,155,198,444
39 2016 21 2016 10 20 182,330,954 544,354,010 7,793,175,388
40 2016 10 21 2017 20 32,551,862 666,091,188 7,159,636,062
41 2017 21 2017 10 20 30,503,644 299,539,170 6,890,600,536
42 2017 10 21 2018 20 30,559,689 241,783,919 6,679,376,306
43 2018 21 2018 10 22 28,903,881 276,588,626 6,431,691,561
44 2018 10 23 2019 22 31,415,509 172,312,997 6,290,794,073
45 2019 23 2019 10 21 29,231,843 241,833,127 6,078,192,789
46 2019 10 22 2020 20 30,138,071 291,163,872 5,817,166,988
47 2020 21 2020 10 20 26,083,395 84,513,507 5,758,736,876
48 2020 10 21 2021 20 30,985,942 198,537,388 5,591,185,430
49 2021 21 2021 10 20 14,748,282 217,329,379 5,388,604,333
50 2021 10 21 2022 20 15,411,057 167,954,772 5,236,060,618
51 2022 21 2022 10 20 18,399,217 160,221,546 5,094,238,289
52 2022 10 21 2023 20 26,036,093 118,294,992 5,001,979,390
53 2023 21 2023 10 20 15,594,347 196,053,023 4,821,520,714
54 2023 10 21 2024 22 14,341,571 148,919,434 4,686,942,851
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53 54

2023 10 20 2024 22
3,388,414,164 3,325,913,557
1,407,545 1,536,615
3,389,821,709 3,327,450,172
3,389,821,709 3,327,450,172
9,643,041 9,373,885
1,407,545 1,536,615
1,981,585 1,878,733
27,742,130 26,302,238
852,222 852,887
41,626,523 39,944,358
41,626,523 39,944,358
4,821,520,714 4,686,942,851
1,473,325,528 1,399,437,037
1,648,157,539 1,624,004,946
3,348,195,186 3,287,505,814
3,348,195,186 3,287,505,814
3,389,821,709 3,327,450,172
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53 54

2023 21 2023 10 21

2023 10 20 2024 22
177,347,859 73,275,465
177,347,859 73,275,465
1,981,585 1,878,733
27,742,130 26,302,238
852,222 852,887
30,575,937 29,033,858
207,923,796 44,241,607
207,923,796 44,241,607
207,923,796 44,241,607
2,909,553 2,131,764
1,305,726,008 1,473,325,528
51,178,614 45,504,893
51,178,614 45,504,893
4,120,850 4,352,360
4,120,850 4,352,360
9,643,041 9,373,885
1,473,325,528 1,399,437,037
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53 54
2023 21 2023 10 21
2023 10 20 2024 22
2024 20
2024
22
53 54
2023 10 20 2024 22
5,001,979,390 4,821,520,714
15,594,347 14,341,571
196,053,023 148,919,434
4,821,520,714 4,686,942,851
1,473,325,528 1,399,437,037
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53 54
2023 21 2023 10 21
2023 10 20 2024 22
30,794,064 35,985,621
267,998,318 265,313,521
1,627,006,516 1,597,393,210
1,925,798,898 1,898,692,352
4,821,520,714 4,686,942,851
10,000 3,994 4,050
10,000 20 20
9,643,041 9,373,885
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