EDINETOOOO
O000D0O00O0DO00DOgOo(eos748)
Ooooooooooooooooooad

2024 12 10

03-5555-3431

10

1/86



EDINETOOOO
O000D0O00O0DO00DOgOo(eos748)
Ooooooooooooooooooad

@
@
1D
2
€)
10
©)
1
0120-106212 9:00 17:00
https://www.daiwa-am.co.jp/
®)
(©)
Q)
2024 12 11 2025 6 10

®

2/86



©®

(10)

®

1D

(12)

0120-106212 9:00 17:00
https://www.daiwa-am.co. jp/

3/86

EDINETOOOO
O000D0O00O0DO00DOgOo(eos748)
Ooooooooooooooooooad



EDINETOOOO
O000D0O00O0DO00DOgOo(eos748)
Ooooooooooooooooooad

@
(R p i E
BTRIE - BINEMGIE BRNREE (RE0ER)
B M
BTANEE L ATy AR
o FHIERE
FOfthFEE
EINELSE % & ( ) B
REES

() 47 ry FHBNTIERSNERBIETLTVET.

BHEDFR
BRI R R SAE ISRt
13t B
P T H0—I0L
FAE EES
R 2[5
s 7?:%—
N F4E ey ZFrsh
1% s
Eﬁmmﬁmg ﬁﬁ% 77 TOPIX
iy =i
q Y FEF=F
FWEEHE T%g? -
Z iR T
SRS P14 PR *7 FDith
( ) JruX BIIREITES
CRBERE) B4 Lot
o (R2A%)
REaG (k)
( ) Z Ot
AEESEER () =y
REEATEY LR—HuZ

(&) Yo7y FHBSTIRMES MBI RRLTVETD,

4/86



EDINETOOOO

O000D0O00O0DO00DOgOo(eos748)
ooooodooodoooooodd

12

32

26

12

480

5/86



EDINETOOOO
O000D0O00O0DO00DOgOo(eos748)
ooooodooodoooooodd

O~ IN|F-

|||

6/86




EDINETOOOO
O000D0O00O0DO00DOgOo(eos748)
ooooodooodoooooodd

225

225

7/86



EDINETOOOO

O000D0O00O0DO00DOgOo(eos748)
Ooooooooooooooooooad

http://www_toushin.or.jp/

1,000

'“i. HHEOU—NTREL. BERRERIREITIENOE=ICEHTES
TEEHIUVTERETBUVETD,

( #E@7otR )

RUFI—I7—F ORBEMERHK NS 2ADESOHER

=k 23UA RS

H—bkZxUA 5 | - EEEOF v

» HARRAYFI—-0CHD [WAREITIEN] OWMEER (SEFEESHET.) &L, EALRE

mECEsSEY.
s HABRTNTNONDRICKH UEERERICRIER -7 U ENET AT CERSELET,

s AUFI—-IADEIEERFF T v 2 L. SENENER— D U OUNS Y AETED, Eit

T SLICERAEGENEY,
BEE T OMOER LORFEEASECHE U A7 eniE S 0ESR, S, [WEREITIEN] iEEE
METATHANGLES SRS U EAN BT O EVESHEU ET.

¢ B|EIREITIEHICDWT
HEIIS MG LB O RHESESMENRE T AR ERENETH0NENT,

2003F4H&VHEE « RRINTVET.

8/86



EDINETOOOO
O000D0O00O0DO00DOgOo(eos748)
Ooooooooooooooooooad

CYTFURFR. 7PV FAACERETREVWET.
FFEU=JrURARAR. BEEOHEEENSSMOULEESEEELEDTAE=J7/F (BI70E)
sl FORSEESLTVY =770 FOSBHSFICEELT. BENEERETT =27/ RTFTHDS
HHEBTY,

[RE=27KE] [RYF=272F]

| —— [ELERENE e [

» Fif= D7 ROBGIMEROEALRL, ARORECEOICHETACE8BFELET.

CRY-TJrURCBVT, BEONBEERNSLH, TUHERERNAVESIZRET AN
UEY. COrsh. MHERESRIISFOEARE S THEREENTYES OB ORGHEMAD
SN, EREMEOHAEREEBEIASC LN BYET,

 KBOBNEESCEBONRELELE,. MROSMEE(ENMNFEINDEE. BOBMICA o
EEHBSUICERMEORBAICE TR, 7 FORE OEEFfTEbNEBVT ENFEUET.

il
.E BARSLVBRSBEOFHREHVEE o

O BARFEEN BV ./ —0—-RI1TTY,
O BRERFFERS LUGTEHMEBRRDS U F .
() FEEECCSHEERE (SREH FEIABVLREEET,

BT #t

B|EIR 158 (REBDESEEED) ICREZETEL., RRSEAHICEINVT
D DEETENET .

[Ec758t]

UHENFI. BEEFROESFRETHR Fdne3HET.) FELELET,

QFRAIE LT, ERREOMRICETZIEEENIC, EHFRROPH SEEHIROKESE
MEVLTHESEERELET. LEL. BEISEBFPEOBSICR. SEETEDEL
CENBUET,

HFRRODEFOZTHVWSIUVZOEHICOVWTRIITSBOTRHUE .

9/86



EDINETOOOO
O000D0O00O0DO00DOgOo(eos748)
Ooooooooooooooooooad

F > B HIER

OTY -0 7 v FOSHIEF~ORFAANSICE. PRERITEEA.
OEI~NOEERER. TeELWEEA.

Y —TUrF v REREUTITR SIREEHASF~OXHIFELTS (2. HRERITEEA.
ONEREE~DEERER. TEVLELA.

@ EXAHFMIREITEROEMES IUEBRICONIRREEHR. Bl ) P XEEF
iz es | P X EHOMES (UTF [JPX] SVWWET.) QUNBETSY. BHD
B, EMEOLE. MRCCEENCHETITATORRA - S ONOEIUEERICHDZEER
EREEECHTITATORNZE ) PXHFELET.

@ JPXIZx, EEMOESRECHELED UL RAROFEOEE, FENOENBOELEELLIZF
AROEIE - REERICODAEEE L AEROETE L I EHOMEEFES &N TE
=T,

@ JPXlZ EEMOENESLUEERICHOLNZBSE CEEROEEICHRLTESNSBER
BSUICETEORENOESBICOVT, o8, BERETHROTRBDEZA.

@ JPXiE EENOENESIUTICLEENZT—FOLEE. REHERITIEOTCRE
HBUEHA, Tz, JP X BEROENBEONLES CRARORE, EIEE AP ITH L.
EEIEALEEA.

@& FHERIE. JPXICKYUIEE, SEFREEEINZ20TESVEL A,

® JPXiF AE4BREROWASESZABICHL. AMEBDOHBECIZEBOT BISAAETD
BEEALERA.

@ JPXiF YUFrRAH4ERORASEO-—{EEENOENEZERET S8EMAS L
HRICERYT 200TREHYFEE .

© @ LEOBECRSYT. JPXRE4EBRI0NE. BESIURSRESHCEITIVNES |
© ASICHUTHEEERLED A

@EEMEAOMETICAT 2EER

Y772 EE. WIREITER (B2Ad) OBEICEDT SREARREDIFRILEDE LTERE
TEVET, L, EELTROERNS. BEANOBEINENLTLIC—-HTILOTEEDER A

- HEAIREITEROWARROT AT EEMORUAELSDIE I NBVBETDH L

- BREERR (SR8, TRECFURSEABTICEICLOER

 BISESSURNICHLLTITE /o J U— FOEEONEMES RIREITEROHETICERT S

{iHE D

« JU—bO#EEH. TRREFESNSIE

- AREREENAVLIENOBREOT -8 (TRERRLLES)

c JU—RBSLUTEREESADORNESMET LB CHIIHNRORE

» JU— S LU ER SR DS OREDNS SUOEE

« BEIREITIEMOBAHEAROA B B IUEROR U EOEEICLDEE

* BNEESLUEASBHOESE PRAMES ICE > TEENEICHEFRET SO L
#HEUETOMOER LOFRE PEASROMBUR 70T LEOEENS, HIIREITEMOIRAESTE

FATHEANELVES PHERICL U AN ETBOELESHEDET .

@
2015 12 9

10/86



EDINETOOOO
O000D0O00O0DO00DOgOo(eos748)
Ooooooooooooooooooad

2024 12 11 2031 9 12 2025 9 12

®

Tl 3

Tl 1 Tl 3

11/86



EDINETOOOO
O000D0O00O0DO00DOgOo(eos748)
ooooodooodooodooodd

1

2

3

2024 9
151 7,427 2,500

1959 12 12

1960 2 17

1960 4 1

1985 11 8

1995 5 31

1995 9 14
2007 9 30 29

352
2020 4 1
9 1 2,608,525 100.00

€y

12/86



EDINETOOOO
O000D0O00O0DO00DOgOo(eos748)
Ooooooooooooooooooad

REIT
@
1 3
2 20 ®)
2 1 6
2
2 2
1.
2. 1
3 2 1 14

A W N P

13/86



EDINETOOOO

O00OO000000000004000(eo6748)
Oooooooooooobooooooad

®

URADEE
s i
AVTSATIA
ik
UAIRHRIAS
L]
FOF7h-

A V2SR
FDESMZ= =

C10

14/86



EDINETOOOO
O000D0O00O0DO00DOgOo(eos748)
Ooooooooooooooooooad

CI0 Chief Investment Officer 1

Deputy-CIO 0 5

ClIo
0 5
CIO Deputy-CIO
1
FD
10 20
FD
2024 9

4)

€Y

15/86



EDINETOOOO
O000D0O00O0DO00DOgOo(eos748)
Ooooooooooooooooooad

®)

28

100 10 100 20

10

€Y)

16/86



2
5
REIT
REIT
REIT
@
1
2
1
2
3
4
5
2.

16

17/86

EDINETOOOO
O000D0O00O0DO00DOgOo(eos748)
Ooooooooooooooooooad

2 8 3
28 8 3
REIT
3
2 20 3)
2 1 6
2 2
10
11
14
2



®

€y

A W N -

REIT

14

18/86

EDINETOOOO
O000D0O00O0DO00DOgOo(eos748)
Ooooooooooooooooooad

30
30

28



EDINETOOOO
O000D0O00O0DO00DOgOo(eos748)
Ooooooooooooooooooad

¢))

®
37 6

19/86



EDINETOOOO
O000D0O00O0DO00DOgOo(eos748)
Ooooooooooooooooooad

O]
a mEEs | < :
: . ARUAIWENOBY ;
: BRI RABCMTSE=T o e BHEUNDAERITTS :
i USRNSSR EEEN EBOHBE RN :
i S WA AR NADERAE EEFRDE :
; URIZRIAV REH | :
WAUATERWIST SRS
: AMUZIOWES ST HADAT-EW 5
; ERHOWIRCE TS RIEONES R EEEBH AR ROEN-RE E
. MBURAZ. BAVISE LR
{ BURIDES ‘ ;
: - BEIREOEAU RO BRUATEANOBY 5
i , EELUNDRERETS ]
g HEInOE. I I B :
! EIESE RSB ORS DHiE ;
i MR :

20/86



EDINETOOOO
O00OO000000000004000(eo6748)
Ooooooooboooobooooonoad

[zzms TR

OTFREOISVR. 7r/RERBRNGEET S AEERDICHETESSSLIERELIEBOTT.
HOIS7FEAESEMICH T HIFMEER (SAXCSITIEL FMORER) OF8 - B -
Ve, 7/ ESLUHORENEREI S AICOWTRTLTWET. ELEQT 7B 77 2F
OEESEMICH I SEHPERORBERRLTLET,

n

il L MAE L N

s e A M . | | omxd
—HERA N S ER L l » 1 :::: i

- . ————— N e .
FATTRL] TR0 202110 WERAD 20E310 20045 Byt HEil SdEs FRAEA BEEN SAEA FRDR

HHEEISAT. JPUEOREHRERLTVSDOTEBUER A,

#IPFOQEHBERE. HiE (HIE EREHCIrYE~ERALLDOLAELTHELLSOTEY. RO
REEH RSN THELCENER R LR ARS T EUET,

#IFAEOEERERCHOT, AASEMNO T — s FRETEIRVLESR L TOL—LTRALTVET.
CHMEERCELYT T —YRLESICIRRRENEE A,
EFMESREEUTEGLEMAESESI0E. BEHOREEENII DV TOHETLTVNET,
B AT FA2FRICBLT. DRZICESTHREICE. SEERC LW TAYFY—IOERAEERTHELT

EmLEY.

BREIIALOLT
Bl &= 38 I EEARTOPIX
M MECIDT T A T D 3 (RS, Mei—2)
RSN MECITT i - —irwh s AT (ESAE. A—23)
C=ERE | NOMURA-BFER
SHTHE FTSERNESr w02 BdhE fAa—=2)
RSN PENLSY A M AT I A— IRV - Ryl 01 T2 274 [A4-2A)
#HERIC2NT
SN AS TOPMOERME ZUMIENC o SRR FERE, Salid ) P XSl eniasaie | P XSt
T [P X &0DET.) OORRETHY, SEROEE. ENi0sn MEESEERCRET ST -LTOER « oD
BLUBREBICHPSASEEGECETSTATOMER | P ASFHLEY. J P X BEROENEOR LR
R, FEXEPMCHL, RETALER A SMECIOFE S - o HFwd ABAUMSCITS =207 « F=Fubk - S 0Ty
DAL, MSCH Ing, (TMSCH) FEERBLTERTY. X770, MSCHCLoTHE. HHE. FEEGrnldodTEnd.,
MECHg A T 7 REE T R SO T NES P ACBL LW AEAMTERLER A RHEESTICDLTE
wBoECRIEEW, [hitps/fwww.daiwa-am.co.jpfspecialreport/globalmarket/notice.htmi ] @MNOMURA-BP
Bz, B 2rF o=l Uref Lot LS DO RE S PR AT SEATRE TN ARRMERO @240
BEsRTRAaSEnT, —E0ES) nERCE IO TERECNEERA-F 2100 -T2 AL CEHENET.
POMNLIRA-B PIE o R S F ODf = VDR B ICRRL T OET. E. B SEsEiiris, s, aRts
RHTLEOTRES. FrYPOEEERFCHLT—UREEAVEDGA. SFTSERREER A FeI 20k, FTSE Flued
Income LLCEANEESNTVSMES 72 ATT. BBRIBFTSE Fixed Income LLCOERPETEY. SHRCRETS
TATOHRIEFTSE Fixed Income LLCAFALTWET. SIPEILAL Assb flila iS00 d— IT9=0ud 7=
fryw 0= FAN=077FE, BRSNSy ENICE TR FRLTOETH, )P Margania TR
Tt EATS60TRBVET A FRERFETRITTERLTLEY. JP. MorganrSOERTIC & 5B RESLIC
ERETEN - @0 - E@RT o LEMAeNT RS A, Copyright 2016, 1P, Morgan Chase & Co. All Fights resenwed,

€Y)

@

21/86



®

4)

EDINETOOOO
O000D0O00O0DO00DOgOo(eos748)
Ooooooooooooooooooad

0.66 0.60

0.29

0.28

0.03

22/86



®)

15

2.1
0.315

2037 12 31

20.315

15

23/86

20.

EDINETOOOO
O000D0O00O0DO00DOgOo(eos748)
Ooooooooooooooooooad

20
2.1
0.315 5
20 15
2037 12 31
315 15

15 15



EDINETOOOO
O000D0O00O0DO00DOgOo(eos748)
Ooooooooooooooooooad

2037 12 31 2.1
15.315 15 0.315

2024 9

24/86



EDINETOOOO
O000D0O00O0DO00DOgOo(eos748)
Ooooooooooooooooooad

@) (2024 9 30 )
() ()
277,230,111 99.95
277,230,111 99.95
141,360 0.05
277,371,471 100.00
(D
2
) (2024 9 30 )
() () (%)
3.2716 3.2184
1 86,139,110 99.95
281,819,039 277,230,111
)

99.95%

99.95%
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() () X )X )
1
116,636,510 | 116,636,510 1.0643 1.0643
(2016 9 15 )
2
148,135,700 | 148,135,700 1.0108 1.0108
(2017 9 15 )
3
131,806,630 | 131,806,630 1.1004 1.1004
(2018 9 18 )
4
204,773,600 | 204,773,600 1.3651 1.3651
(2019 9 17 )
5
277,571,544 | 277,571,544 1.1481 1.1481
(2020 9 15 )
6
350,265,563 | 350,265,563 1.4583 1.4583
(2021 9 15 )
7
330,688,769 | 330,688,769 1.4306 1.4306
(2022 9 15 )
8
325,350,520 | 325,350,520 1.3807 1.3807
(2023 9 15 )
2023 9 331,202,425 1.3687
10 327,979,207 1.3397
11 329,280,571 1.3650
12 325,222,435 1.3419
2024 1 310,659,057 1.3399
2 294,937,001 1.2741
3 319,051,127 1.3480
4 316,920,911 1.3611
5 284,292,980 1.3133
6 285,181,597 1.3051
7 286,415,551 1.3085
8 281,611,190 1.3445
9
282,886,630 | 282,886,630 1.3440 1.3440
(2024 9 17 )
9 277,371,471 1.3218
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()
1 0.0000
2 0.0000
3 0.0000
4 0.0000
5 0.0000
6 0.0000
7 0.0000
8 0.0000
9 0.0000
)
1 6.4
2 5.0
3 8.9
4 24.1
5 15.9
6 27.0
7 1.9
8 3.5
9 2.7
(4)
1 147,533,942 38,940,564
2 124,363,310 87,404,712
3 77,035,973 103,806,184
4 108,439,898 78,219,364
5 348,249,926 256,477,114
6 217,622,657 219,202,247
7 119,377,244 128,413,334
8 92,367,514 87,877,588
9 85,219,090 110,385,325

(

)

1,000,000
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@ (2024 9 30 )
() ()
289,102,263,700 96.78
289,102,263,700 96.78
9,616,248,094 3.22
298,718,511,794 100.00
() ()
9,618,000,000 3.22
9,618,000,000 3.22
(D
« 2
3
0 (2024 9 30 )
) ) ()
135,199.40 131,800.00
1 168,734 7.44
22,812,736,498| 22,239,141,200
591,992.83 571,000.00
2 29,715 5.68
17,591,067,131| 16,967,265,000
101,295.71 96,600.00
3 145,737 4,71
14,762,533,402| 14,078,194,200
151,297.91 142,900.00
4 92,600 4.43
14,010,186,568| 13,232,540,000
135,201.37 132,700.00
5 97,168 4.32
13,137,247,483| 12,894,193,600
268,082.25 246,200.00
6 50,394 4.15
13,509,737,339] 12,407,002,800
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154,601.54 151,200.00

7 |KDX 80,931 4.10
12,512,057,389| 12,236,767,200
235,203.23 235,500.00

8 43,384 3.42
10,204,057,304| 10,216,932,000
58,003.71 62,100.00

9 159,382 3.31
9,244,748,613 9,897,622,200
336,500.94 336,500.00

10 28,430 3.20
9,566,721,878 9,566,695,000
140,301.54 138,100.00

11 64,710 2.99
9,078,913,197 8,936,451,000
155,401.07 153,600.00

12 57,639 2.96
8,957,162,329 8,853,350,400
68,603.01 71,500.00

13 106,274 2.54
7,290,716,848 7,598,591,000
353,004.92 348,500.00

14 19,783 231
6,983,496,427 6,894,375,500
80,398.76 76,000.00

15 86,926 2.21
6,988,742,854|  6,606,376,000
658,986.96 638,000.00

16 9,989 2.13
6,582,620,768 6,372,982,000
120,801.25 119,600.00

17 52,965 2.12
6,398,238,527 6,334,614,000
277,401.13 274,100.00

18 19,436 1.78
5,391,568,479 5,327,407,600
144,801.25 143,300.00

19 37,035 1.78
5,362,714,612 5,307,115,500
435,497.80 424,500.00

20 12,062 1.71
5,252,974,511 5,120,319,000
331,994.94 324,000.00

21 14,647 1.59
4,862,729,982|  4,745,628,000
135,100.31 131,300.00

22 35,485 1.56
4,794,034,801|  4,659,180,500
326,008.22 327,000.00

23 14,061 1.54
4,584,001,710|  4,597,947,000
432,998.07 425,500.00

24 10,733 1.53
4,647,368,311|  4,566,891,500
127,202.17 127,300.00

25 34,017 1.45
4,327,036,394|  4,330,364,100
102,098.89 97,100.00

26 42,725 1.39
4,362,175,157|  4,148,597,500
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374,502.30 369,000.00
27 REIT 9,989 1.23
3,740,903,516]  3,685,941,000
64,901.56 65,200.00
28 55,759 1.22
3,618,846,233|  3,635,486,800
313,995.22 302,500.00
29 11,985 1.21
3,763,232,744]  3,625,462,500
140,201.46 139,000.00
30 25,562 1.19
3,583,829,952  3,553,118,000
)
96.78%
96.78%
()
( )
/
TREIT 0612 5,600 9,780,400,000 9,618,000,000 3.22%
D
2
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